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§§§§情情情情        

情富廊情富廊情富廊情富廊     

 

情富廊富廊 情富廊富廊 情富廊富廊 情富廊富廊     必峰廊情必峰廊情必峰廊情必峰廊情 操操操操 廊施廊施廊施廊施 必峰廊情必峰廊情必峰廊情必峰廊情 廊必廊必廊必廊必 情廊情廊情廊情廊     

 1,948,666.65 

 -238,371.33 

 

-0.0006 

 -0.06% 

 -0.30% 

情富廊富必 情富廊富必 情富廊富必 情富廊富必     必峰廊情必峰廊情必峰廊情必峰廊情     

 -807,710.99 
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 299,550,650.81 

 0.997 
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愿富情愿富情愿富情愿富情     

4.3.1  
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4.3.3  

 

5% 1

 

愿富愿愿富愿愿富愿愿富愿     

4.4.1     

必峰廊情

情勉

经状

 

必峰廊情

描 操

 

担勉

    

4.4.2     

娱峰富情峰勉 廊富施描勉     

愿富担愿富担愿富担愿富担     

必峰廊愿
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描富廊 描富廊 描富廊 描富廊                     

 
  

  
 (2014) 20701  
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§§§§操操操操        
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2013 12 31  

          

 7.4.7.1 80,259,013.71 

  4,066,001.73 

  21,025.56 

 7.4.7.2 172,724,152.30 

  10,264,095.20 

  - 

  162,460,057.10 

  - 

  - 

 7.4.7.3 - 

 7.4.7.4 42,500,000.00 

  855,750.86 

 7.4.7.5 3,319,478.52 

  - 

  2,482.18 

  - 

 7.4.7.6 - 

        303,747,904.86 

架架架架        

 
2013 12 31  

          

  - 

  - 

 7.4.7.3 - 

  - 

  - 

  3,486,295.86 

  243,220.64 

  67,561.28 

  - 

 7.4.7.7 77,747.59 

  - 

  - 

  - 

  - 

 7.4.7.8 322,428.68 

        4,197,254.05 
      

 7.4.7.9 300,358,361.80 

 7.4.7.10 -807,710.99 

        299,550,650.81 
        303,747,904.86 

 

1. 2013 12 31 0.997 300,358,361.80  

2. 2013 7 18 ( ) 2013 12 31  
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操富必操富必操富必操富必         

 

2013 7 18 2013 12 31  

                                                    

            

 
2013 7 18  

2013 12 31  
        2,268,098.45 

廊富   8,006,144.34 

 7.4.7.11 3,230,790.09 

  2,249,536.64 

  - 

  2,525,817.61 

  - 

必富 娱   -3,746,824.66 

 7.4.7.12 -1,276,088.94 

  - 

 7.4.7.13 -2,470,735.72 

  - 

  - 

 7.4.7.14 - 

 7.4.7.15 - 

情富 娱  7.4.7.16 -2,187,037.98 

愿富   - 

担富 娱  7.4.7.17 195,816.75 

        2,506,469.78 
廊   1,607,967.86 

必   446,657.72 

情   - 

愿  7.4.7.18 137,575.01 

担   9,522.19 

  9,522.19 

描  7.4.7.19 304,747.00 

娱娱娱娱         -238,371.33 
        - 

娱娱娱娱         -238,371.33 

操富情操富情操富情操富情     

 

2013 7 18 2013 12 31  

 

    

 
2013 7 18 2013 12 31  

            

 439,284,482.30 - 439,284,482.30 
- -238,371.33 -238,371.33 
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娱  

-138,926,120.50 -569,339.66 -139,495,460.16 

廊富  3,084,851.45 14,856.62 3,099,708.07 

必富  -142,010,971.95 -584,196.28 -142,595,168.23 

娱

 

- - - 

 300,358,361.80 -807,710.99 299,550,650.81 

 

7.1 7.4  

 

操富愿操富愿操富愿操富愿     

7.4.1  
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7.4.4.8  

/( )  

7.4.4.9 /( )  

 

 

 

7.4.4.10  

 

 

7.4.4.11  

 

 

7.4.4.12  

(1) 

(2)

(3)
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7.4.4.13  

 

[2007]21

< >

 

7.4.5  

7.4.5.1  

 

7.4.5.2  

 

7.4.5.3  

 

7.4.6  

[2002]128

[2008]1 [2012]85

 

(1) 

 

(2) 

 

(3) 

20% 2013 1 1

1 ( 1 ) 1

1 ( 1 ) 50% 1 25%

50%

20%  

(4) 0.1%  
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7.4.7  

7.4.7.1  

 

  
2013 12 31  

 
259,013.71 

 - 

 80,000,000.00 

 80,259,013.71 

 

7.4.7.2  

 

 

 

必峰廊情 廊必 情廊  

   

 10,755,056.28 10,264,095.20 -490,961.08 
娱

 

- - - 

 

 149,156,134.00 147,638,557.10 -1,517,576.90 

 15,000,000.00 14,821,500.00 -178,500.00 
 164,156,134.00 162,460,057.10 -1,696,076.90 
 - - - 

 - - - 
 - - - 

 174,911,190.28 172,724,152.30 -2,187,037.98 
 

7.4.7.3 /  

 

 

7.4.7.4  

7.4.7.4.1  

 

 

 
2013 12 31  

  

 愿必始担峰峰始峰峰峰富峰峰 娱 

 娱 娱 

 愿必始担峰峰始峰峰峰富峰峰 娱 

 

7.4.7.4.2  
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7.4.7.5  

 

 
 

2013 12 31  
 918.06

 -

 220,458.35

 2,012.69

 3,050,028.26

 46,048.16

 2.66

 -

 10.34

 3,319,478.52

 

7.4.7.6  

 

7.4.7.7  

 

  
2013 12 31  

 77,747.59 
 - 

 77,747.59 
7.4.7.8  

 

 
 

2013 12 31  

 -

 22,428.68

 300,000.00

 322,428.68

 

7.4.7.9  

 

 

 
2013 7 18 2013 12 31  

  

 439,284,482.30 439,284,482.30

 3,084,851.45 3,084,851.45

娱  -142,010,971.95 -142,010,971.95

 300,358,361.80 300,358,361.80
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1.  

2. 2013 6 17 2013 7 12

439,211,938.71

72,543.59 72,543.59

 

3. 2013

7 18 ( ) 2013 9 16

2013 9 17  

 

7.4.7.10  

 

    

 - - - 

 1,948,666.65 -2,187,037.98 -238,371.33 

 

-989,132.74 419,793.08 -569,339.66 

 19,893.22 -5,036.60 14,856.62 

 -1,009,025.96 424,829.68 -584,196.28 

 - - - 

 959,533.91 -1,767,244.90 -807,710.99 
 

7.4.7.11  

 

 
 

2013 7 18 2013 12 31  
 126,630.18 

 - 

 3,071,763.49 

 32,329.03 

 67.39 

 3,230,790.09 

 

 

7.4.7.12  

 

 

 
2013 7 18 2013 12 31  

 21,596,485.53

 22,872,574.47

 -1,276,088.94
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7.4.7.13  

 

 

 
2013 7 18 2013 12 31  

 

108,621,041.67 

 

109,577,327.22 

 
1,514,450.17 

 
-2,470,735.72 

 

7.4.7.14  

 

 

 

7.4.7.15  

 

 

7.4.7.16  

 

 

7.4.7.17  

 

 

 
2013 7 18 2013 12 31  

廊富  -2,187,037.98 

——  -490,961.08 

——  -1,696,076.90 

——  - 

——  - 

必富  - 

——  - 

情富  - 

 -2,187,037.98 
 

7.4.7.18  

 

 

 
2013 7 18 2013 12 31  

 158,210.19

 17,571.38

 20,035.18

 195,816.75



2013  
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1. 25%  

2. 

25%  

7.4.7.19  

 

 

 
2013 7 18 2013 12 31  

 137,575.01 

 - 

 137,575.01 

7.4.7.20  

 

 

 
2013 7 18 2013 12 31  

 60,000.00 
 240,000.00 

 3,847.00 
 900.00 
 304,747.00 

7.4.8  

7.4.8.1  

 

7.4.8.2  

 

7.4.9  

  

  

善 嘴  

善 嘴  

善 嘴   

 

 

 

 

督富累富 立or钱身高 益高v金〇t验金高t 立身高身钱金验金高t 种集验集t金量 善 嘴

 

督富累富 立or钱身高 施烈胀 益高v金〇t验金高t〇 善璐累嘴种集验集t金量 善 嘴

 

 

 

7.4.10  

7.4.10.1  



2013  
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7.4.10.2  

7.4.10.2.1  

 

 

 
2013 7 18 2013 12 31  

 1,607,967.86 
 972,501.64 

0.9%  

 X 0.9% /  

7.4.10.2.2  

 

 

 
2013 7 18 2013 12 31  

 

446,657.72 

0.25%

 

 X 0.25% /  

7.4.10.3 ( )  

 

7.4.10.4  

 

7.4.10.5  

 

 

 
2013 7 18 2013 12 31  

  

 259,013.71 126,630.18 

 

7.4.10.6  

 

7.4.10.7  

 



2013  

 

- 28 - 

7.4.11  

 

7.4.12 2013 12 31  

7.4.12.1 /  

 

7.4.12.2  

 

7.4.12.3  

 

7.4.13  

7.4.13.1  

 

 

 

 

 



2013  

 

- 29 - 

 

 

 

 

 

7.4.13.2  

 

 

 

 

7.4.13.2.1  

 

 

 
2013 12 31  

源娱廊 - 

源娱廊  - 

 21,451,850.00 
 21,451,850.00 

 

7.4.13.2.2  

 

 

 
2013 12 31  

源源源 14,449,500.00 
源源增 23,798,122.40 

源源 102,760,584.70 

 - 
 141,008,207.10 

7.4.13.3  



2013  

 

- 30 - 

 

 

10%

10%

 

2013 12 31

( )

 

7.4.13.4  

 

7.4.13.4.1  

 

 

 

7.4.13.4.1.1  

 

 

必峰廊情 廊必 情廊

 

情  

 

3  
-1  

1-5  5    

       

 80,259,013.71 - - - - 80,259,013.71 

 4,066,001.73 - - - - 4,066,001.73 

 21,025.56 - - - - 21,025.56 

 11,003,300.00 10,448,550.00 34,483,500.00 106,524,707.10 10,264,095.20 172,724,152.30 

42,500,000.00 - - - - 42,500,000.00 



2013  

 

- 31 - 

 

 - - - - 855,750.86 855,750.86 

 - - - - 3,319,478.52 3,319,478.52 

 198.81 - - - 2,283.37 2,482.18 

 

137,849,539.8
1 10,448,550.00 34,483,500.00 106,524,707.10 14,441,607.95 303,747,904.86 

       

 - - - - 3,486,295.86 3,486,295.86 

 - - - - 243,220.64 243,220.64 

 - - - - 67,561.28 67,561.28 

 - - - - 77,747.59 77,747.59 

 - - - - 322,428.68 322,428.68 

 - - - - 4,197,254.05 4,197,254.05 

 

137,849,539.8
1 10,448,550.00 34,483,500.00 106,524,707.10 10,244,353.90 299,550,650.81 

 

 

7.4.13.4.1.2  

 

  

 

 

 

( ) 

 

2013 12 31  

1. 25  125 

2. 25  124 

 

7.4.13.4.2  

 

 

7.4.13.4.3  

 



2013  
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0%-40% 60%

5%

0-3%

VaR(Value at Risk)

 

 

7.4.13.4.3.1  

 

 

 

必峰廊情 廊必 情廊  

 

勉  

娱  10,264,095.20 3.43 
娱  - - 
娱  - - 
娱  - - 

娱  - - 
 - - 
 10,264,095.20 3.43 

7.4.13.4.3.2  

2013 12 31

3.43%

 

 

7.4.14  

(1)  

(a)  

 

(b)  

(i)  

 



2013  

 

- 33 - 

( )  

( ) ( )

 

(

)  

(ii)   

2013 12 31

157,902,652.30 14,821,500.00

 

(iii)   

 

(iv)  

 

(2) 



2013  
 

 

§§§§施施施施        

施富廊施富廊施富廊施富廊     

 

   

勉  

1  10,264,095.20 3.38
  10,264,095.20 3.38
2  162,460,057.10 53.49
  162,460,057.10 53.49
        - -
3  

4  - -
5  42,500,000.00 13.99
  - -
6  84,325,015.44 27.76
7  4,198,737.12 1.38
8  303,747,904.86 100.00

2013 12 31 299,550,650.81

0.997 0.997  

施富必施富必施富必施富必     

 

   

 

A  - - 

B  - - 

C  10,264,095.20 3.43 

D  - - 

E  - - 

F  - - 

G  - - 

H  - - 

I  - - 

J  - - 

K  - - 



2013  
 

35 

L  - - 

M  - - 

N  - - 

O  - - 

P  - - 

Q  - - 

R  - - 

S  - - 

  10,264,095.20 3.43 

施富情施富情施富情施富情     

 

     

 

1 峰峰必廊暴廊  205,600 2,841,392.00 0.95 

2 峰峰必峰情施  41,500 2,097,825.00 0.70 

3 峰峰必必愿廊  58,053 2,036,499.24 0.68 

4 峰峰必必情描  42,967 1,756,490.96 0.59 

5 描峰峰峰施暴  142,900 1,531,888.00 0.51 

施富愿施富愿施富愿施富愿     

8.4.1 2% 20  

 

    

 

1 峰峰峰施峰峰  4,749,127.42 1.59 

2 描峰廊廊描描  4,354,376.00 1.45 

3 峰峰必必情描  4,353,967.13 1.45 

4 峰峰必廊暴廊  2,972,272.79 0.99 

5 峰峰必必愿廊  2,205,435.40 0.74 

6 描峰峰愿峰描  2,175,803.00 0.73 

7 峰峰必峰情施  2,173,158.10 0.73 

8 峰峰必担描担  2,169,688.50 0.72 

9 描峰峰峰施暴  1,513,321.00 0.51 

10 描峰峰峰操暴  1,133,054.00 0.38 

11 描峰峰担必操  1,132,990.00 0.38 

12 描峰廊描情情  1,124,074.65 0.38 
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13 峰峰必情廊施  1,108,512.00 0.37 

14 情峰峰廊廊情  1,018,090.00 0.34 

15 峰峰必愿愿愿  987,760.76 0.33 

16 峰峰必愿愿峰  456,000.00 0.15 

 

8.4.2 2% 20  

 

    

 

1 描峰廊廊描描  4,183,821.00 1.40 

2 峰峰峰施峰峰  4,081,311.51 1.36 

3 峰峰必必情描  2,220,350.97 0.74 

4 峰峰必担描担  2,109,704.50 0.70 

5 描峰峰愿峰描  2,102,673.80 0.70 

6 描峰峰担必操  1,144,762.00 0.38 

7 情峰峰廊廊情  1,136,673.00 0.38 

8 峰峰必情廊施  1,118,382.77 0.37 

9 描峰廊描情情  1,082,387.52 0.36 

10 描峰峰峰操暴  1,024,219.66 0.34 

11 峰峰必愿愿愿  863,940.00 0.29 

12 峰峰必愿愿峰  528,258.80 0.18 

 

8.4.3  

 

 33,627,630.75 

 21,596,485.53 
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施富担施富担施富担施富担     

 

   

 

1  21,451,850.00 7.16 

2  - - 

3  - - 

  - - 

4  125,582,084.70 41.92 

5  - - 

6  - - 

7  15,426,122.40 5.15 

8  - - 

9  162,460,057.10 54.23 

施富描施富描施富描施富描     

 

     

 

1 廊廊情峰峰廊  150,000 14,449,500.00 4.82 

2 峰廊暴情峰必 廊情 峰必 110,000 11,003,300.00 3.67 

3 峰廊暴情峰操 廊情 峰操 105,000 10,448,550.00 3.49 

4 廊必愿必情施 廊情  100,000 10,170,000.00 3.40 

5 廊必必操情峰 廊必  100,000 10,150,000.00 3.39 

施富操施富操施富操施富操     

 

施富施施富施施富施施富施     

 

施富暴施富暴施富暴施富暴     
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施富廊峰施富廊峰施富廊峰施富廊峰     

 

施富廊廊施富廊廊施富廊廊施富廊廊     

 

施富廊必施富廊必施富廊必施富廊必     

施富廊施富廊施富廊施富廊必必必必富廊富廊富廊富廊

 

8.12.2  

8.12.3  

 

   

1  21,025.56 

2  855,750.86 

3  - 

4  3,319,478.52 

5  2,482.18 

6  - 

7  - 

8  - 

9  4,198,737.12 

8.12.4 . 
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1 113001  14,449,500.00 4.82 

 

 

8.12.5  

 

8.12.6  

 

§§§§暴暴暴暴        

暴富廊暴富廊暴富廊暴富廊     

 

( )  

 

  

    

2,675 112,283.50 - - 300,358,361.80 100.00% 

暴富必暴富必暴富必暴富必     

   

 
- - 

 

0

0  

§§§§廊峰廊峰廊峰廊峰                

                                                                                  

善必峰廊情 操 廊施 嘴  439,284,482.30 

 439,284,482.30 

 3,084,851.45 
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 142,010,971.95 

 - 

 300,358,361.80 

 

§§§§廊廊廊廊廊廊廊廊            

廊廊富廊廊廊富廊廊廊富廊廊廊富廊     

 

廊廊富必廊廊富必廊廊富必廊廊富必     

 

必峰廊情 必 施

 

必峰廊情 愿 廊暴

 

 

 

必峰廊情 廊必 担 始  

廊廊富情廊廊富情廊廊富情廊廊富情     

 

廊廊富愿廊廊富愿廊廊富愿廊廊富愿     

 

廊廊富担廊廊富担廊廊富担廊廊富担     

60,000  



2013  
 

41 

廊廊富描廊廊富描廊廊富描廊廊富描     

 

11.7  

11.7.1  

 

 

 

  

 

 

 

 

 

 

 廊 20,971,482.63 37.98% 75,331.10 69.23% 娱 

 廊 34,252,633.65 62.02% 33,486.60 30.77% 娱 

廊富 

 

必富  

廊 始  

必 始  

情 始  

愿 始 始

 

担 始 始

 

情富  

廊

 

必  

愿富 必峰廊情 操 廊施  

 

 

廊峰富操富必廊峰富操富必廊峰富操富必廊峰富操富必     

 

 

    

 

 

 

 

 

 

 

 

 

279,795,869.09 95.11% 5,169,900,000.00 100.00% - - - - 

 

14,395,063.86 4.89% - - - - - - 
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廊廊富施廊廊富施廊廊富施廊廊富施     

    

1. 

  
必峰廊情娱峰操娱廊暴 

2. 

 

 必峰廊情娱峰暴娱廊必 

3. 

 
 必峰廊情娱廊廊娱廊施 

4. 

 
 必峰廊情娱廊必娱廊施 

    

§§§§廊必廊必廊必廊必        

 

 

§§§§廊情廊情廊情廊情            

廊情富廊廊情富廊廊情富廊廊情富廊     

廊  

 必  

 情  

 愿  

 担  

 描  
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廊情富必廊情富必廊情富必廊情富必     

 

廊情富情廊情富情廊情富情廊情富情     

 

www.cifm.com 

 

 


