KEARE 500 SFNERBUESF R REE
2013 FFFFEREWE
2013 4£ 12 A 31 H

HEEBEEN: REESEHFRAA
EEHEN: PHEBITROERAA
EHHEHB: 201443 H29 H



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

§1 EERR

RGN E RS HRORUEAIRE Trase R AL BOC 8 R PR Bl E 8
FERIL N AR LS L AERG PN S8 BEPE ARHE A ) Sty DT T . AR C e =02 B
oIV e D - W I R Y

BEGATE N EARAT A A R A A R AT S S RRE, T 2014 4F 3 J 27 HE T A4RkE
R S5 Fabn FFHERBL. RRESECRE DL WSS TR . SR AL ARG SENE, REEZAR
ARG B 1R PR B TR .

LG BN AR LLCSEAE T« DR 53 6 0 A RS TR B85, AHANORUERE B — 2 A

B I AN SR AR AR . BERAT K, BT AEAE H 508 VSRR A4 P 1 A
2 S NERE S VIR LY @

AR FEAR TS A QR AR TR0, BB TR AR, N B AR AR T I3

AAREW S TR L v HAEKE TP RTINS T GRSk AR S A T
RBE R TR, TR R D

AREHIE 2013 4F 01 H 01 Hid % 12 H 31 Hik.

%10



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

§2 EEH/N

2. 1 BEEARFNR

LA TRIRR KEihr 500 &R EFREL QDIT

4 B AR 096001

A o AR 096001

S (Y LTI

e A FAH 2011 £ 3 H 23 H

AL UN KRG AT PR A )

EEEEN o EARAT Bt A B A F

A5 WKL BB 87, 946, 838. 33 {1

HE A FAEE ANE

2.2 E&EF= MU

B Hbr TH L A ()45 8 LR SRR A S BT B, S
IS BT A AR IR EUN A RO ER, B SRENER R
ZEdME.

L HNE AT g HEBR (1) 45 55011 Jse A T B SR ) A R 4 it
SRS, FARYEAR SRR I S AR AR )
MHEAT A PR 4 . (AR DR RS L (AN SR TR R
AL SRR S ECE RSN,
BB FEBCAT FH A & B 7 A7 & M AR
AFEAG I ] Bk — o Lol () R A B B T SRR
500 SEAEFREUH R ARG BT g A4, B
TR A A WAL, IABITT LA 5 A I 08 R
PR FEECR L H 1.

NESRER e =i PR 500 SFRCEFREL (A aiTR 0

ARSI 38 RFAIE ANFE G g 5 [ R AR AU R B 3 4, KU s 7 )

Wead TR G R DR LRI 4,
Jo& - TIU DA e D™ o

2.3 HEEHHAMIESITEN

T H B4 UN HEEHEAN
B KBIE G B PR A A o EARAT I A PR A
k4 LIS JH PN
G BB vT N | BERAE 0755-83183388 95566
SR dupeng@dcfund. com. cn fcid@bankofchina. com
2P RS HE 4008885558 95566
fE R 0755-83199588 010-66594942

2. 4 BAMEFREAN

i H S NATRE I N = N
42 T 598 Bank of China (Hong Kong) Limited

92




KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

Hh3C HERAT GRS HIRAH
PER)l|pE LR FHEARIE 1 5 R
TN MLk AL IE 15 PR
S I 2 -

2.5 5 R E TR

R BHE R AR IR SO A BN M 19

ik

http://www. defund. com. cn

B AR A M

YN TH A X R KTl 7088 SRR AT K JE 32 |2
KL BAT PR ]
JER AT PIRIX A 26T R 1 5 ERAT I A R
UNCIEIR - S ey & il

§ 3 FEMFER. ESFERILAEIHCHFL
3. 1 EELTHEIRAY 5518HR

ez NRmoo

3.1.1 JHIEE FfE bR 2011 4£ 3 A 23 H
2013 4F 2012 4 Ea e FER
H)-2011 £ 12 H
31 H

AT LI 2 5, 397, 706. 62 79, 108. 71 -1, 161, 876. 30
A 23,522, 175. 77 17,108, 874.66 | 18, 182, 616. 98
TS S5 5 4 4 A 91K )i 0.2737 0. 1343 -0. 0747
ATHEE S A B IR 27. 26% 13. 82% ~11. 70%

3.1.2 WIAREHE AT bR 2013 4K 2012 4K 2011 4K
SR ATt 7 P 25 <o 3 2 A 0. 0480 -0. 0162 -0.1174
WIREE G 28 1 H 112, 471, 930. 60 97, 933, 873. 07 132, 794, 617. 01
IR EE S B E 1. 279 1. 005 0. 883

e L AW OB R AL G AR RN« Bedilicat . JLABIRoN ORS 2 seiira A2 shlieas) 41

BRAT G 9 A (1A

ARSI 2 A 3] 2 se B e i E A28 e (A2 sl s .

2+ Pk SHAR A RIS RAT NN AL 5 3L A T2, TH A ST SE sl a7 2k T

P A
3.2 ERI
3. 2. | & MBI ERE KR KI5 [F BV St s FE R s Z 1) b
B e | e EEK | gt | gt -6 |eo-@
e WREO | RpHEQ | HREEXOQ | HWEREE®
HE=1H 7.93% 0. 66% 9. 85% 0.68% | —1.92% | —0.02%
TEANNH 13.49% 0. 65% 17.21% 0.68% | —3.72% | —0.03%

93 W




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

L% 27. 26% 0. 75% 36. 16% 0.78% | —8.90% | 0. 03%
HIE4 5
@E;@%/\ 27.90% 1. 13% 53. 56% 1. 21% | -25. 66% | —0. 08%
% &

3.2.2 AEE A FAUREES O B THFEE KA 5 KL NS LA R AR )
245

44.07% A

209.38% -

0.00% 4

Il - o o o I~
ol - o - 2 o
I} =} + - ] o
e i Q - o d
- - o o ™ I}
= = = = = =
o o o o
=1 Iz = o = =1

[ R #4500 5 BUAR AT BOQDILIE 6 W 10D UM AR — A A5 1500 5 U 31 B QDT 1N 85 b B 6 0 1 26 % |

e 1 R EFME, e ARG R Hild 6 N H AR R85 4L & R &2k 6
TRZIE, G ISR ASE G ) 2 T BE L] LA B A [F] P RE ) 2 TLL A9
2+ RN G LE B LIS Ot fr, A S N R TR AR S 5 D 5 A (R

%4 0t




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

3.2.3 AESEFAENRESFFFEMKE RIS RS SR 2 H L

45%

30%

- —r
0% ; ' '

20114F 20124F 20134F

-15%

| O b 500 %5 B R RIQDTT M LS LB MBI % |

T 2011 SEHE G KR IR G 2011 45 3 H 23 H GE&ARAERH) 2 2011 4 12 H 31 H.
3.3 TE=FHEMFEIEIHE
To

§4 BHEAMRE
4.1 BEEBAREESSHIFMN
4.1.1 EE&BBEAANLETEESHNER

R < B B 2 w) e v (R AE M 2 MR SRR < 7 (19991 10 5 3rtknfe, 1999 4 4 J 12 HIE
AHOL, ST U S SO i T FIRSE A R 2 —, AN 2 G NI, A
I H AT 2w USRS 200 0 DR AEFEAH IRTTE A 7] (48%) « JGRUEZR B A IR A
Al (25%) « RSO P IR A 7] (26%)  JTARUETE A AT IR A | (2%) o A 2013 4 12 J 31
H, ARESEHAIVEI 2 HEARUER RS SRR RS S ARIE I v 4, 4
HETF K 2 H ETF e G YRUERCK 40ETF . K BGIARUE A 40ETF ICHEREG: . ik 500 111 ETF
J RS HIE 500 Y17 BTF BeRe3E 4. ARl LOOETF, HHilE 500 ¥R 17 ETF, 1 H QDTT 34 Kkibni
500 SRR HRHORE 4 2 31 HOPMGIE S8 R4 R E B BIIE S Bt 24 (LOF)L Kt
MR KAE SIS . R B I 4. KR BRI SR 4 e I G . KON e 188 VR A5 2R
FRBCR AL R IE M ISR B A4 . R R 300 R BCIES RO He4r . KUl & & B 2020
A TR S B S Ay R B K I S R4 B I G . KO il K TR A B S 4 S 4
(LOF) « KB BHASE  SR AR R A e 4 . R s M 85 51 05 B I B0 B o SRS [mI 2 %
ERNEAR RS . KT WA E SRS B 4 . R P IE LR B B 4. K

%5 0t



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

R XS T IR TR T B I . R RATR A AR SR BB i PN 7 1 I B 2 R 23 43 Bt
By RCHE A T 9% R AGIE TR BB . KT R B s e RO SR BB I & . KT
Bl SR BRI BB . KGR RATR A RIS B B I . KL I B SR 5 B F <
(LOF)~ KSR B M iiade G KRR IR B 007 BAIE T B o k< OB 21 K7
MR IS KRG A S RO DR T iy RS R R R e IR Z3 3 B8 2 6. K
JFAR BT AIE S B AR KR AU T3 FRAIE I3 5 98 ik < B K e 43 PR At A
TP .

4.1.2 &L (RESLENH) REGELHBIBEE N

ARG GZE (WHED IR | e
GRIASE i BT H 3] NZESHN

A | BUS Wi

S aE L . 2003 4F 4 F & 2004
6 H BT EE USRI,
WY 5, 2004 4E 6 % 2005
9 IR T AR P UE SR T,
FERHMESGTH; 2005 4E 9 A
- 104 | KEGEEEHAWRAR, D4
RTINS BEA TS I B R
S, 2011 428 H 26 H
THAHAT K BFR A 500 SR E 7
FANE SIS s,
ARSI ZE . HEE: PE.

FHRZ

. 201148 H 26
NN

H

B e P
R B

Ee 1 ARRBE N, BEHNOVAR TR AR e 2 H .

2+ UEFEMOVAEBR A T AR AERE AT N B2y CUEZF AP N 53 B8k B BANED) A CHIE «
4. 2 SEAMELBE R R A AR B B U EZ AR R A

ASFE AR I TCHEA M BRI )
4. 3 BENANRE N A SIE A7 15 00 3B

ARG WA, AEEGE IR GEFRE) . QEFBBIERIED) . CRBbRE 500 45 HH
TRBOIEZF BB e e 7)) AHABAT SR A e, R B, Kihns 500 25
PSRBT . sl B A G, IO T 0 HEPESTEE X
ARE AP AL 5 R S UE . ATE iR R AR RIS E AT, Befis 24
WA 7= HEAT A4S Sy MR T AT UL KB T R e BB AR R I RIRAL 5y, BB B &
Mo ATECAFREELIRAE Tl BUE TALSBBE AN IR T, ARUCKE — WIBETE AT IS5 ]
RS DT 0 N BRI IR G 7, FERNVEIE SAs M ks R B0 XU RT3 1 5500 ik

SAR A AR A 7
% 6 0t



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

4. 4 BE ARG BN AT B
4. 4. 1 A3 5yl B 1k
WA EZFBIPHE G A R AP S BIETR SR WHLE, HEEHAGRT T Ok
S A R A IR S CRBIE G B MR ) 5 A8 oy a4 SRS IR ) B4 o
NHBEFHB AT AL I B e, S5 BRIl R, —90liin A8 o548
BUEZ, WRBIEER DU, BRI ZHPAT ISP SR E S SO 1
AR WETTE A SR BB S R, BRI ST B R, A5 B A A ST SRS B O Sk
A, SRR ST AT IR . SR A ARG, XU B G0 ST A S e DL AT B
e, B Z AT PMELLAE, RAE T AP S T At . ATRERZ A AT RR 2t
4. 4. 2 AT 5 I B IPAT 0L

AN, FEEE BT T AP35 1 Js AL .

F B NIEFIGETH T BN TR, PR I st 4L st 4 MR HAL 3 HA
L5 HABER KB 5 R A S i Z AT o0 Bre 3T 8 RG] (23738 5 [R] 1 A Sy R BAIG 5
B SR ) i) A Gl M ZR AR E ORI T T 3R (ANl s iR iE AL ) A5 4 3148 By INAL
HeFE, RIBeB LA BTN TR AN — B R Sz A% 1 H B AR B0 3 S04 0 L2 2145 1] ) AT A% 22
RN, BEGZo E=L G M, ARKRIUE A VA5 3N 57 G DL
4. 4.3 RELHAT AHE RGN

WEHIA, HEEE BN FIrA SR UG REIAAER LA N BB G R AL
SAFAE 11 R H R A 5, SR R B0 il it 2. Bl BT 4L SR oSt 4l & 2 1) slida
BB G 2 WA AEBCR R H A2 5, 25285 B TE5a b IRl H S 148 5y AT 80 (K 3 A8 o)
ORI H AR 5% 2 2, IR T 25 B G R DA O A4 AE 1 2
Al H R A2 50, T P B0 Sk g o BB AL (AR ARAT 5 H S A2 5 I T 3 s el s sz )
WAL o) S R RN ZRA G AR 8 P R GE I, o5
4. 5 HHE RS B A S BRI AL SR I Ut
4.5.1 WEPIAESER KRAESIESHT

2013 4F, MEPRRMAT BT NTME, REREMWAETHRREARRE MRS ICHPRDL, SE 2T
KICHR .

RIS TR WM (0 <Rl A R OREF TS IORSUE 0 HN R FEETTAGR, WO 2 28 Gt Ay
TERIEE, JHaE IR, Rk,

EAN



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

FEAT L —HAT . N ERRAE T BUAMEN, JF— I BORBUR G, H
ZJ5 % B E A3 B AR, HIRAO W B B Kt o 9% [ 2 T WA DR BRI
RAF, ISMARECERAIH T 2012 SRR HiE, WoR 1l REEmIng; 3 ZRfEE[E GDP ZEIHF
PEARAL IR TR il 4. 1%, VSRR KK AR 2P K i 23 ok B AN A 3%
AR TR K S S5 =TT A I RFEE ST, TR A MV B W IR A1 I o 850 1) 28 D A
)T 56 F BT iRk ik, A SR (K R B AR B ) B S

BT L BRI DHHRORGL,  SEeAE O TF IRk it A SE AR BUR, ) 58 [ T 3480 vt 3
LN T SRR 2 B DR R A S AR I TIUYT, TR S I B A A 9k i A B A BUR I AR X
5% [ 5 % T 3 ™ . K3 7 T S

FEARE WY, AIES 10 HARTE B ik 36. 16%, 267050 AR A E Rk 3. 00%, £
HEJG ) HARREEBK 32. 0T%. FEAIR S WIA, AILEEE LK 27. 26%, K T4I0 45 1 Hox
FRH 4. 81%, TEAIR N, AFEG LIS ML IRER R 220 0. 85%, H ¥ 2240 i1k
0.044%, HEZACT AT ) HFRME.

4.5. 2 |MEHANEES LSRRI

B ARG WK, RIS MBE P~ FEN 1. 279 76, AR WIS ETE G K2 27, 26%
] L 251 LA IR HE I 25 6 36. 16%, T4l L FEHER R B .

4.6 EEARNEMES . T AT ES N ERE

JEBL 2014 48, SRIEZWMATAT H NI . LI SRIHORAE T T 2 (1 RFEg A
BN R EEIRE, RN AL ST PG N, 3Pt K,

I E RS JUBURAE 2012 45 [ 2013 SERFEED I, TN PEI KA i T I AR 1
FE 2014 5, BURFHIRSE X2 A 5F 152 W 23 LU AT R 8

FRIRAEAE 2014 ARG SEHI R AL TERA BOR AR, (2 FLBORH R RUANKT 28 B 3 1™
Mgy, A S R EMEDr . I, SRRV AERUC — BUR R Y ORFFARAR A, 10Hs
AT AT K,

AFEG AN AR R G, BB H AR B R B a5 . AL S IR sl ) 4R
HACBEBE B, RRESI it R 25 BESRNGS « AT ) SR S RS v DAY S e RO BR R 4
T4 R R R R 2= PRI E AR K
4. T EENRE B A E A ER P F I Ut

AT AR P HEE AL 55 AT N A R ER S, AR A B E AT

psin

% 8 Ut



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

EBORRMS ERE P AL 23T ARHAT RS DLR IR o A2 B2 thBOR B REE . WA [l
e il R EEAR . SLia il ISR ZATBBR N k. AR EZ &)
R T334 A5 AR R LML AT R 3 RAR O TAEZE D1, 2R D1 S 3 b s 4 e 2] 2 38

JBE SRR B PR W Bt i AU BT AT B A S ORI OR B B A P (1 32
PP SR M58 o Pl A5 A AN RIS S RS s B2 oy R 4 BB R AR T KA AL
BRAET RA TG R AL T SRS i (K SO, A 05 At 0 T o EEAEEA Tl 00 7 sl R 2 1
BEBE APl AR HH A R A B ST T BT (R sl AR M BB b PR AT 28 SO (e
Sibat: ST BCRRE PR TP, DAVRIESLRESE A SE G a8 i 610 H
MM, PATRE S (EBOR, IF DT LA VB A (A F 0 W SRR 0 B o A% i
BORANRE P () — Bk, B (2 5 & AR P R P, 5 00 DAl B VR A S 0 1 55 98
TAE.

AT 10 U AS AR S Sa B e S A R L AT, IF SR BT AL 47 R A% X —
o HEAEBORIBUE B ECR I SRAIHE U], 2 B R BBt 2 B A/ AL BT, X
ARGFF OIS SO 5 BT DLRFE A DU, il E 2 R SR PG E S % E
B, BHHEEGGHE . X fOR AR SRR SR, S BN SN R SRl (S (AR, i
2 R 2R BUERF AL A7 SO 5 FEEA VIR 5 o Gl B i B AR U

ARG EBAS G AR 7 L IAFAEAT AT R i ph 5, BRI AR 5 Al
M RS DU L o
4. 8 BENHR & M A8/ B i LA U A

A G BN TR AL HARIE G 56 5 ) B L AT WA B il o AR J AR e Mt 7 PG
HI

§5 FEAME
5. 1 REMNAEESHE NERATFERHLAY

AARAEIA, T EEATR A R AR CBURFR AT N AR Kb 500 S5 A F FEHIE
BB LG (BLRMRR “ASEG) MHEE R, JUROES QU GTL) RAAAT ITAHTL
M B G FRHTE UhUAT OOME , ARG AT ARG AT, 54 RIBUS Dot
JEAT T R X 55 o
5.2 FEE AXMMENINAZ SRR TR SETE. RIESEEE LT

AN, AATE AR GERERIE TR KA IGARIL, e & FIRHTE P

%9 0t



KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

FIRAE , W AEE G PN BIs AR EAT T S BRI, RE G B8 i  TH A R 3 H
JBEIRI ks B VS DA B B 4 0 FH T S D7 THEAT 7ML A, RRIAEE S B AP T 4
DR AR 25 FIAT A o
5. 3 L AN AFEEME P MEE BENFREE. HHNTZERERL
AR PRI SR RS SRR, WIS DL WS v R (T 55 THRE T “ 4
R TR UG A B 0 RAEAE R N AZTE I D) U AR S E0SE . HER A e 3
§6 WilRE
ABELR 2013 AEARETEIA S5 o5 TR S DM AE TP RS THIN S50 CRepRE I &40 s o,
W v RS B T ARHETC IR B R LI s v 4R o SR T IR AL s VRS TR AN A, I
AR SR 5 1E 3
§7 FEMEME
7.1 AR
SUPEMR: KRS 500 AT R AU $ P 4
WA H: 2013412 H 31 H

B ARt
% AKHAR HEERER
2013412 A 31 H 2012412 A 31 H

B
BATLEK 9, 287, 850. 70 8, 454, 928. 95
e D - -
17 H PRAIE 4 - -
A 5y 14 R 105, 853, 653. 46 92,182, 351. 63
Horpre st 105, 853, 653. 46 92, 182, 351. 63
FeRTr - -
(B = s ans - -
B SRR - -
T 2B A Rl gt = - -
SN IR A SRl i - -
IISCIIE 233 K - -
IR S 307. 74 295. 32
INAdle] 128, 843. 41 103, 766. 75
IS IAT H I 3¢ 683, 023. 65 58, 859. 69
6 IE TS BLTE - -
oAt 7% - -
B 115, 953, 678. 96 100, 800, 202. 34

010




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

AR RS i A
20134 12 A 31 H 20124E 12 A 31 H

i

LI K - -
R PE G A A - -
1 HE A f A5 - -
S H [ ) 4 % 7 - -
AU 30 S K 2, 134, 315. 56 1, 405, 774. 08
INZ Ry EEE 1, 088, 259. 01 1,181, 414. 49
AT HE N 93, 310. 77 83, 679. 53
AT HEE o 23, 327. 68 20, 919. 88
VAT 5 e 2% 9 - -
A A 5y 9 - -
WV AZ B - -
VA AL - -
A ) - -
14 S8 P A3 A7 £ - -
HoAth A7 5 142, 535. 34 174, 541. 29
it it 3, 481, 748. 36 2, 866, 329. 27
A EN A

SECRE 4 87, 946, 838. 33 97, 408, 937. 82
A5 A 24, 525, 092. 27 524, 935. 25
P B G AT 112, 471, 930. 60 97,933, 873. 07
BT I 2 B Ak st 115, 953, 678. 96 100, 800, 202. 34

e IRk H 2013 4 12 31 [, FEGnaiid{a 1. 279 Jo, R HiLE A 87, 946, 838. 33 73
7.2 MR

Sib ke KRFRTE 500 SRR HUIF 5 B 4

ARG 2013 4F 1 H 1 HA 20134 12 H 31 H

Hpr: NRMo

A HAERERT HG AR
Wi H 20134E1 H 1 HZE20134E12 | 20124E1 H 1 HE 20124 12

H31H H31H

—. A 25, 363, 118. 94 19, 324, 840. 40
LA 28, 114. 03 22, 478. 56
Horpe A7E0R BN 28, 114. 03 22, 478. 56
i A SN - _
PSRRI AR - -
N IRAE SRl gt PN - -
AR SN - -
2PEHICEE (DL <27 1) 7,530, 834. 46 2,578, 876. 50
Horprs BTG 5, 760, 270. 06 344, 684. 84

11



KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

B - -

ez dndli &l - -

PR SRR BRI - -

frE T RS - -

JBER W 2 1, 770, 564. 40 2,234, 191. 66
3. MBI & (PREL “-7 18, 124, 469. 15 17, 029, 765. 95
S I
AR (AREL “-7 S -410, 615. 17 -390, 097. 17
5L (HRAEL “-7 S 90, 316. 47 83, 816. 56
W —. #H 1, 840, 943. 17 2,215, 965. 74
1. R 995, 559. 50 1,227, 941. 12
2. B 248, 889. 82 306, 985. 23
3. i Mgt - -
4. oo 29, 306. 72 28, 959. 07
5. A - -
Jorbre Sz [A]0e 4 Rl 7= S - -
6. HAth?tH 567, 187. 13 652, 080. 32
=, FEEH (FHREHMLL “-” 23,522, 175. 77 17, 108, 874. 66
S
W Pk - -
M. #FE GETHRl “-” 538 23,522, 175. 77 17, 108, 874. 66
F1)
T.3TEHENGE (EE&RE) TR
itk RARE 500 2R FE B A 4
AW 20134F 1 1 H&E 2013412 7 31 H

Hpr: NI
A3
201341 H1HZE 2013412 H31 H
Wi H
S R4y ECANE R E G A

— IIWIRTR A L (G 97, 408, 937. 82 524, 935. 25 97, 933, 873. 07

EAIHED

BNV 2y = ST o
(3 i AR B 8 O
IR

23,522, 175. 77

23,522, 175. 77

NN B R X
PR I AR B
G L “=7 SR
51D

-9, 462, 099. 49

477, 981. 25

-8, 984, 118. 24

Horpre 1 G IR

95, 315, 537. 51

14, 783, 328. 50

110, 098, 866. 01

2. Fh g [mlK

-104, 777, 637. 00

—-14, 305, 347. 25

-119, 082, 984. 25

12




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

VU A0 ) 3 4 4 B0 5
AN BEANE 5= A ) - - -
SFEAR D) QFE k>
PL “=7 515
Fiv BRI ARG (O
v 87, 946, 838. 33 24, 525, 092. 27 112, 471, 930. 60
AT HG AR
20124E1 H1HZE 2012412 H31 H
mH
LS R4 EEANE FrRFEN R A
—. BT AR (O
vt 150, 455, 310. 00 17, 660, 692. 99 132, 794, 617. 01
T ARMRE G A - 17, 108, 874. 66 17, 108, 874. 66
A i AR B B O
SR D
= KIS B S -53, 046, 372. 18 1,076, 753. 58 -51, 969, 618. 60
PR B AR B A
GBI LL “=7 510
(Zp)
Horfre 1. 364 K 39, 428, 510. 24 -1, 242, 486. 30 38, 186, 023. 94
2. FE 4RI -92, 474, 882. 42 2,319, 239. 88 -90, 155, 642. 54
VY A S ) 5 < 4 B0
N BRI 5= AR 5 - - -
GAFEAL B (AR s>
PL “=" 1A
T WK ARG (O 97, 408, 937. 82 524, 935. 25 97,933, 873. 07
EREIED)

TR PR N W 55 SRR K AL G 7
AR 71T A MR RIS

FRAR HIREHE PIER LS
FEEHAATIN TERVTAERTIA EIRIR AN
7.4 HRHHE

7. 4. 1 ZREFFRAWSHBOR. ST 58E—IEEREHA M BLH

A WP S BOR . 2 vl T S L IR S A S
7.4.2 B

HRIE BB KBS B RIMBL [2002]128 5 (O T ITIERUEZF 43 98 5 A SRR L ) 3
Fnds WBE2008]1 5 (R FAN AR B T O BORIE ) A AR I A AN R 5 5%

P, FEBIYRIR:
013



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

(1) BURAT e SRR B AN T BB SGE R, AERCE LB .

(2) H A SHAGIIE A B AN ZE RN, 8 R IBEANIT S BUBISOEUR I O X
o DX BEEEHATE AT AESE A AT AEMCE LT HLAE AN A A5

(3)  H AL BT A B AMOIRAM RS, H R I BEANIT G BUBISOEUR 12 AT DG 5K
Mo DX BEEAATE AT AESE A AR AP A B Al A58
7.4.3 REKTTRR

ES IR HAREHR AR

RN A R A ] (KBRS ) SRR AR VENPEICHL . SR ENLY

AT et AT R A ] (R FERAT ) FEEFEE N RSN

Hh R ERAT (7 ) B 40 A7 B2 )

(“HPIREE ) BB R A
R RTUE R A B BN BOR
JERUEZF B AT IR AR (OB KSR ) S BRI BOR . B AUHTH LAY
HH R 5 5 A PR ] B BN BOR

JRUEZF B AT IR AR () ZRESR ) B BN JBR

R ] o 8 7 AT PR A R (R B ) | B NN 124 ]

;EEQ?U%E?EZK%§?E%§EE4§Eﬂ( “CRIBIBr B I

e Lo ARG PINT 2013 4F 10 H 29 HHOL T 588148 vl K EIHT 38 A BT B ]
PP B 4 A A B A R REAT 52% A
2. HHEAENE ST 2005 4 11 /] 6 FARHXS T ARUETRBOE ML 55 VR a] T 50420 M RAT B 41
3. NIRIRIKAE 5y B ik M 451 TRl Py e — MR L 4T oL
7. 4. 4 ZR G K B AE BEVT LU IR AR SR BR T 2 5
7.4.4. 1 WA RERTT I 5 BITHAT A B
AR P B 1A 8 T LG ) A 8 TIE DRI 5 A B BT HEAT IR AE 5 o
7. 4. 4. 2 KEEFTIRIHN
7.4.4.2. 1 REEEH

Bz AR
A A BE AT B A IR
T H 20134F 1 H 1 H% 20134F 12 | 20124E 1 H 1 H% 2012 4F 12 H 31
H31H H
30 AR TR 4 N S A 995, 559. 50 1,227, 941. 12
[ LR
orps AR E DA 2 369, 879. 41 517, 003. 24
J Y 3

T SO HESAE BN KRS 0 BEARIMAZ 1T — H B2 50> 19+H 1. 0% 2 R ke, B H Rt
9 14 0



KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

ERARAE, %A H A A 0N
FAE BRI = 37— H R85> i1 X 1..0% / 98K 4.

7.4.4.2.2 REHER

Bpr: AR
A A B AT B A 1)
T H 20134FE 1 H 1 H&E 2013 4F 12 | 20124E 1 H 1 H % 20124F 12 H 31
H31H H
3 A TR RS N S A 248, 889. 82 306, 985. 23
FEE B

Vi SONBEEFEE NP EARAT I0FEE S il — HIE 5" HE 0. 25% M ki, BH AR
(SIEDEI TR YRS NP R /A W E

HABAE 2 =11 — H IR 8™ il X 0.25% / MHERH.

7.4. 4. 3 HRBO7BHTHRAT R ML 35 K (& BI) 35

AN A S AR AT PR AR S R R AR RIBOT BEAT (R ARAT TR RN 1737 (R 557 (55 191 )

=
C 2] o

|

7.4.4.3. 1 HFRBFRBEREESHIFMN
ARG I A B b4 B AT B TR AR L 4 K 5 2B 4% I T BER A TE G (K 15
7. 4. 4. 4 BT REHBRIT AR KRB A= AR F] BB

Bz Nt
. A A B AT B A I
g;ﬁ 20134E1 H1 HAE 2013412 H31 H| 201241 H1 H&Z 2012412 A 31 H
" AR R EL VNIV N AR R P EVEISUAON
b [E AT 1, 580, 089. 79 27, 529. 21 1, 363, 394. 78 22, 377. 78
AR A 7,707, 760. 91 - 7,091, 534. 17, -

s ARFES AT AR B ST A b BT FIBE A B8 =408 N PSR ORAY,  J5 AT AL A2
B

7.4. 4.5 ZESHABBINS 5RETT AR H L
A A S b R AT YT TRD A < R AE AR B I A 2215 RIK T AR IR

7.4. 4.6 FAWSKERITZ H RN UL
AT AR 9] B AR RE T EEYITR) e 2004 0 B PR A IR AL 2 S 30

#5015 W



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

7.4.5 HiK (2013 4F 12 A 31 H) AFEELFFH PRI ZRIESH
7.4.5. 1 BEHAWH &/ RAEH T TR EES ¥ Z FRiES

TART IR, AT ARFFAT AN e s A 23 i 3 52 FR A UE S o

7. 4. 5. 2 IR A R I {50 RS- U 52 PR R

TAR IR, AT AR RFAT 8 I 452 R A5 A 52 PR B e

8. 1 YIRS = H G HiL

§ 8 WHARME

SARRAL: AIGTIT

o N M 4 B

s i _— e (%)
1| B 105, 853, 653. 46 91. 29
ey M 5 105, 853, 653. 46 91.29
FEFEAEIE - 0. 00
Pt - 0. 00
5 M AR FE SRR - 0. 00
B Ay - 0. 00
] 5 WAL 2 F5E % - 0. 00
Hrpe figr - 0. 00
YRR SR - 0. 00
4 | SR A AR - 0. 00
Hrp: iy - 0. 00
L - 0. 00
AL - 0. 00
BUIE - 0. 00
5 | KRR = 0. 00
Horpre 20 AR 1R 8 N IR A 4 il - 0. 00

F

6 | Bty TH = 0. 00
7 | HATHERON G S A e At 9, 287, 850. 70 8.01
8 | HiAth s Imiws 812, 174. 80 0. 70
9 | At 115, 953, 678. 96 100. 00,

8.2 FIRERANER X)) UESFHH BB 0

AU NRITTIC

K (X)) ANy =N o7 34 B E EE ) (%)
F [ 105, 853, 653. 46 94. 12
ann 105, 853, 653. 46 94. 12

16




KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

8. 3 iR I RAB R B R A S
8.3. 1 IeBFHE AT AR ERRAHE
SN N TIT

(& AP INIES 7 I 4 A LA (%)
HRF AR LT b 17, 567, 092. 83 15. 62
4l 17, 252, 507. 50 15. 34
7 EEAR 14, 052, 918. 40 12. 49
Tk 13,721, 111. 42 12. 20
BT PR fe 11, 630, 041. 14 10. 34
RE 9,073, 504. 05 8.07
TH B 8, 348, 652. 31 7.42
FERA R 6,691, 698. 19 5.95
N A4 6, 299, 439. 47 5. 60
HLA R 55 1,216, 688. 15 1.08
ait 105, 853, 653. 46 94. 12

H: LB SR AT b vfE (GICS),
8. 3. 2 BB A AT WA RN B BB HE
A FE G AR A A AR AR A B % (1) I 2 A AT AR

8. 4 JRIL A SCME 2 S 3 71 H H B /R I BT 2 AN a3 3 A 4
SR NRBTT

5 | ARG G ANEIZGFR | RS | BRI | BB EX B NPINAKIE] A R I
(30 7] €iL=D) (i) B EEF (%)
) A AITIE AT
1 LSI Corporation | LSI 23] LST UQ Us 4,028 270, 632. 61 0.24
Vil
2 Textron Inc T RE A TXT IN | A% 5B US 1,111 248, 999. 59 0. 22
Quanta Jlk
Quanta Services L
3 : SWmAER | PWR UN | A5 US 1, 267 243, 793. 81 0.22
nc
N
4 Red Hat Inc AN RHT UN ALIAZE B F UsS 713 243, 610. 91 0.22
McGraw Hill L
5 FMA AT | MHFI UN | AL%E 5T US 507 241, 726. 23 0.21
Financial Inc
Discovery . o
o BRI IRIE 7L
6 Communications DISCA UQ US 437 240, 910. 10 0.21
) Vil
Inc
Ryder &% N
7 Ryder System Inc R UN HAAT S US 535 240, 658. 67 0.21
NG|
8 Gannett Co Inc | HJWMEAT GCT UN | 4585 US 1,331 240, 040. 93 0.21
Monster PSR A s WAL
9 MNST UQ Us 578 238, 822. 04 0.21
Beverage Corp i 5
10 Franklin BLikK% | BEN UN | AIA ST US 678 238, 638. 40 0.21

17 W




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

‘ Resources Inc

EXI

| |

e BRE T BARGE WIRIE GBS A 240, N 5 T R 4 B A B A = )
vhi(http://www. defund. com. en)fIaF R & IF 3.

8. 4. 1 BURBL R IR A S E o e S 97 rE BB R/ NP BT T8 A s B3 A 4
ASFE AR WA AR AT B S DE I

8.5 MW A B R A G HERZEF)
8.5. 1 RFTASHUE i HIHIE S5 719H 2%68RAT 20 4 B a5 503 A4

E:)
2N

LAFHESEE.

SARLL: NIRRT

i B2 4
P NCIEX I NE ') UEZRARHS AR EANEE | BErEEEL
Bl (%)
1 Aetna Inc AET UN 310, 430. 78 0.32
Regeneron 305, 687. 87 0.31
2 ) REGN UQ
Pharmaceuticals Inc
Vertex Pharmaceuticals 251, 840. 92 0. 26
3 VRTX UQ
Inc
4 Macerich Co MAC UN 248, 183. 57 0.25
5 Kansas City Southern Inc KSU UN 247, 201. 34 0.25
6 McGraw Hill Financial Inc MHFT UN 241, 442. 06 0. 25
IntercontinentalExchange 237,515.94 0.24
7 ICE UN
Group
AMETEK Inc AME UN 236, 609. 48 0.24
Oracle Corp ORCL UN 235,494, 74 0.24
10 Michael Kors Holdings Ltd KORS UN 229, 748. 08 0.23
11 AbbVie Inc. ABBV UN 221, 267. 27 0.23
12 PVH Corp PVH UN 219, 879. 41 0.22
13 Facebook Inc FB UQ 217,547.77 0.22
14 Mohawk Industries Inc MHK UN 213, 091. 06 0.22
15 General Motors Company GM UN 210, 294. 31 0.21
Alliance Data Systems 210, 046. 80 0.21
16 ADS UN
Corp
17 Delta Air Lines DAL UN 209, 627. 77 0.21
18 Nielsen Holdings NV NLSN UN 208, 160. 19 0.21
19 Zoetis Inc ZTS UN 205, 209. 85 0.21
General Growth Properties 201, 220. 80 0.21
20 I GGP UN
nc

Ve AT ARV KNG AL RN RA P R LLSACH ) 351, ARSI

L5

018 T



http://www.dcfund.com.cn/

KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

8.5. 2 RTHLH S HH HIRIEEE B9 2%ERAT 20 44 KA R BBt B 40

SRR NIRRT

o A<
FFs PR A4 FR (FE30) UEZRARY ARG | BEE R
il (%)

1 NetFlix Inc NFLX UQ 341, 080. 96 0.35

2 Advanced Micro Devices AMD UN 339, 752. 28 0. 35

3 Micron Technology Inc MU UQ 327, 357. 33 0.33

4 Molex Inc MOLX UQ 317,941. 14 0. 32

5 Aetna Inc AET UN 315, 770. 91 0. 32

6 IntercontinentalExchange ICE UN 298, 979. 89 0. 31
Group

Best Buy Co Inc BBY UN 298, 317. 59 0. 30

First Solar Inc FSLR UQ 292, 529. 54 0. 30

Teradyne Inc TER UN 289, 875. 00 0.30

10 SAIC Inc SAT UN 272,182. 14 0. 28

1 Abercrombie & Fitch ANF UN 246, 346. 72 0. 25

Company A

12 GameStop Corp A GME UN 238, 836. 51 0.24

13 JDS Uniphase Corp JDSU UQ 228,997. 61 0. 23

14 Apollo Group Inc APOL UQ 220, 366. 26 0.23

15 Penney J.C. Inc JCP UN 214, 433. 67 0. 22

16 Pitney Bowes Inc PBI UN 214, 179. 64 0. 22

17 First Horizon National FHEN UN 211,698. 79 0.22
Corp

18 Big Lots Inc BIG UN 210, 452. 57 0.21

19 Hewlett—Packard Co HPQ UN 209, 564. 02 0.21

20 Flowserve Corp FLS UN 207, 472.99 0.21

T AT ARV S AT 4252 MR R R LLSACHUR) A, A REAIE

L5

8. 5. 3 AR B HISEA A B A A 2 O A

frs ARG

FNFA (RAE) SV

42,511, 236. 83

SN (AD) R

52,657, 409. 88

TE: AT RNBERIIBA (580 B K “SEHBERAPBON (BRAZ) VAT 3942 S AT 480
CRRAZ AN SR LU ATECR ) 3151, AHIEMRAL S B

8. 6 WIREBHEHER RN HRA S

ATEGARE WRARFAT 657

%19 10t




KR 500 SR TR HOIEFR e Ak 4 2013 A4 FEH 5 41 22

8. 7 JIARIEA AME T B 15E HBI R/ RS BT T4 B B3 I A
ARSI AR WIARFFAT 57

8. 8 JARIL A SME L Fe & 719E HBI /N HER B BT+ 37 STRFUE S B3R 4
ARSI AR IARRFAT 087 SRS

8. 9 JUARIL A SHME o Fe & 38 7 19E BB R/ HEA ORI T8 S RIRT A=l 858 A 41
AT AR WIARFAT SHRT L

8. 10 AR A AYME G E ST FE GNP+ B2 SR A
ASFE AR WIARFFAT R4

8. 11 BRAH A& FHE

8. 11. 1 3R A A ZESE B AT+ I35 HAAT EREAR I E R SL R AR, BAER &g H Al
—EAZBATEIT. L.

8.11. 2 ZEHRHMA T B BEF, BEEHETBRHESSFME S ERREEZ IR
8. 11. 3 JIAHA - J5UBE 7 H AR

Hpr: NRMo
Fr5 b4 S
1 | fFHRIES -
2 | NIRIEFERE K -
3 | NMRA 128, 843. 41
4 | MRS 307. 74
5 | NI HIEEK 683, 023. 65
6 | HABRIEK -
7| AR -
8 | HiAth -
9 | &t 812, 174. 80

8. 11. 4 JIARKFH AL TR B vy S 537 A 4
ATEG AR WIRARFAT A+ F B ] e 555
8. 11. 5 JIARAT 144 e 5= rp A AE Uil 52 B 175 4 ) Ut B
ATEG AR WA 44 S A AR 52 BRE DL
8. 11. 6 B4 AR & MHE AT PR 7

PO SN, I A S e R 22

20 L




KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

§9 REMFHFEANGER
9. 1 IRESHFRE A BEFTANGH

R

ESEEPN (3]
AP | A LI BB A BB
() Fe 4y A A
=¥ AT © =y S A o
FEE 14 P FrE 14 —_
5, 266 16, 700. 88 6, 835, 015. 20 7.77% 81,111,823.13 | 92.23%
H FEANSECAEREL B ELHNTERIK
9.2 HiRELSEEBARNMNAN BFEERELSRHEL
i H A maas (0 7 3 4 R A L
FEEEHNFTA M R A LS 87, 511. 09 0. 0995%

T 1 AR Al gUE B BRI 15T AR A2 A S M HUE =R ECR X . 0,
2+ ARG NF L BRSO HE R BERXE: 0.

§ 10 TIEAEE B

Bfr: Ay
HEeEFAZH (2011 F£3 B 23 B) EE0%50 %0 822, 754, 222. 26
ARH A HH A ) 3 4 470 400 s 97, 408, 937. 82
ARHR A HHFE 4 5L H ) A 95, 315, 537. 51
Tl AR I 4 RUBE [R5 A 104, 777, 637. 00
AFR A WIS A7 5 AR B0y H -
AFR A WA AR BE 2 A0 40 40 87, 946, 838. 33

§ 11 EXFHER

11. 1 EEHBRA AR R

R I IO B AR AN R kil
11. 2 BGEBAN. EZSHEANEIEZSHERITNERNASRS)

BB NAEARRE I RN FAZ G

2013 4 3 J 17 Hep ERATIRO A R A A A, B AT 2 BEARAT IR A IR A A S5 K
IR

2013 4% 6 JJ 1 Hep EAAT R A IR AR AR, 3 2013 4E 5 H 31 Hild, HESEERAEARAT
B, PUTHESR ., EROMIR KRR L2 TH MR,

B B NAEA R I N FR N F ARSI DL
% 21



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

FEE BT 2013 42 10 7 11 H A 1 CRBEHE S BT FRA )6 T 0 BN AR 4
0 XSG AR AR ek < AT PR 2 ] ) e 42 B

1.3 W REEFHEAN. BLEW=. ELFEHLEHIFA

AR N BAT MASERE TN LG BEFTENL S5 R A S0
11, 4 S4B SRE B AR

AT <5 B SR AR S I N BT KR
11. 5 HFEEHAT B T HIH % gl

AT IR AT B v 12
AR ESCATI T2 4 J7 ek

VT 58 BT A TR 2 28 57 CRIFR M 50,
VT A A R AR L R
116 BEA. 68 ARKBREEA R BRERIL TSR

A, AHEGETIA, SR NS BGEEL GUR B 0 R AL T
11 7 B ES AT 5 T

11. 7. 1 BEHFUES A 73 5 BT AT IR B3 XSS AHE I

SR NIRRT
U IR A 5 I SCA 22 R AR <
B AT Q%g“ e | IR [ RS | 4
JICAT VAL EE 151 R B
JEEAR - PR 1 67, 382, 558. 76 71.56% 20, 157.91 71. 50% -
PRI 1 26, 528, 985. 59 28.17% 7, 958.92 28. 23% -
HFAHIESR 1 247, 828. 36 0. 26% 74. 35 0. 26% -

Ly MR P IR S WA 1K) COR T 58 BRI 3BT L A8 2 J A A BEAT D% 1 L g3 ) R
47 [2007]48 5D (A FME , AR mIE T HUT BT WIETR 2 7 58 5 G I FEbRERTRE S o
MU UEZR 22 7148 5y oG RIE FE bR AE T 2 E
WA SR AROL AT, Bl — BRI AT 5
LOEAT G, PRI AY, eI AL SR A e R I IR TR R
RESEMEL IR TR o BRIRSS < B EREAT LTl ) TSR R 55 5

() K& BB AGIeE iR, 2arl@ngstt, A28 AEE e, WL
AU AT S T 2
(1) BESRBLEBE A Aaa e A BT A5 A At I 7 55

() MRIEE A B8 A [F DA R E 1) oA 4444

22 1



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

MHARIESR 2 W48 5y e HIRE Y . 1 SeARIEAEIIE SR 2 W) A2 5 BT HGE bR I I (7 i I g%
PPUTRD, SRS AR PP i A T R PRI AT )

2+ A FEE A STE AR BB AR KL AN R, BARE PR T

() RN B e B X et X U AU R A E R b 57 AT E B SCA

() BEPIME)R, A5 RAfs

(=) WEROLR A, B4 AR,

DY) AR BN T, Lt i 4 ) Y2 A (R (AN BR T 22 A2 5 T S S AR 1 )
RETH AL A P58 2 s A vt JEE DR R K

(L) UEZFEFE s AT SE D0, A 12 MR A TIF SN 0%, RESCIRE S 2 31
AN S BEB A GIRMA T AT Ol DB T TR A s T SR i R 2
FERSS . JFREMME S BB S BT IR E 20K, SRt i T s ;

) B&RFHBAGBIET RN HIATRE ) . REWGHER. S W TR e A B A &
NIERA SR

(b)) AAFHEBAGBIENG RN HEERITRE . AN RAUEEAZ A IEFAL
I E SRS REE A S

OO BRI B AL B ia i & BT (0 HAR AR 55 -

O MRFEEER. 578 B[R DL AR E 1 HAb AT

Ao AR R AR 16 MRS H H AL LA EREEIONF SR G IR VT AR, 100 K854k
TR A Gy By P o K MEHIEAS By B oy Mo kR, IR T] S 2w 0 AU L 5

Gy R RIS G, AEAIERAZ 55 T B, A5y AR By N AT 23 1 %

7710 M 55 IR R R A 5 15 DU BN i 2 w) I SRR A AR R T A %
ZFIA MR, IR R R PG B R AT IR £

3. AR ST KITUESE . PEUESR . ISR DERIUESR . VLHIEYR . 2f5IESR.
RITUESR AT TSR hBAEZE . WIIEZ: . BHIESR . HRIESR. BRI, iR
HERy ARSEUETF BfEIETR . BAIER . EZREA %, 2R FEIEE. PAUESR . W IR
ERUETR . RPEUETE JRIEZ: . WRIESR . BARIETR . SPEESR. RABIESR. TRIESR. 2R
UEZR. JTANIEZR . FRUESR . ARRUESR. EEHES: . HMIEYR. JoRiEYR. RIBIESR. EidATS
IR S

4y ARG WIAAIL SR EEA A S 0. T8 BTN AC S Hot: RIS ARIIETR
RIS FREAETR. JIANETR. BERIEdR . AR, WIKIESR . ARIUEZE. [EEESE. M

% 23 1t



KRR 500 S5 BUHE I B R 508 i 2018 SEAF T 7 4 22

ESR JERIESR RIRIESR o AT G AR & I N BEAMIL T 27 R 38 20 e R R B2
11. 7. 2 B & FUES A 73 5 B u AT A 3 R 1B 5L
o
§ 12 BWBFE PR ERFER
A BINT 2014 45 1 25 MR T CRBEGES BAT B2 7] 06 T U0 BN AR 28
), SRR A IR A T TUm AP0 ) IR W SOE T, ERUE EA PR KR
SEHARAFBLH, HERKKMSEEMEAR B,

K4 AT R A ]
2014 43 H 29 H

24 1



