KEBFRBARFEFREIESREESE
2016 4E5 2 BEFWR4EG

2016 £ 6 A 30 H

HEEEN: KBEESEHEERAT
HEFTEN: FEBITROBERAHA
WEXEH EHBE: 201647 H 20 B



KRR 2016 4E58 2 FRERE

§ 1 EERR

R EHNNE S LEERIEARS ISR A R RICE, R IR B K IgR ,
FFxs FC A AR FCSAE L AR PR S8 R AR AN ) S DT

EEENTEIRAT R AR A A IREA R &S FME, T 2016 7 A 19 HEK 7 AR
T S5 fahs . EHERIUNMB R A GG FNA, RIERRNEAFAER B, R PERRR K
HEKIN.
SEHENA LRSS B 50 i RS BERIE R e 987, (EAPRIESE & — s A

tht

BRI GIHEAREHAREI . BRI, $TE 3 (A HH R B Pl AT 4l ) 1 A
RS .

ARG P 55 BB R 2

AWEWE 2016 954 A 1 Hig% 6 A 30 Hik.

§2 EE&F RN

B4 fRTFR K BE A A A5
R4 F 002283

I 002283

Y (ke LTI
EEaFAMH 2016 %23 H 29 H

o5 BAAR L 4 B A 219, 636, 509. 54 f/

FEAR A ARG A OREF B P s P A SR L, 38 SR EE 5 B8 7™ ORI A A

R b WU, 95 774N A L R ) L 5
() VL
A 2 I TR, 95 S Rt K
TR LR = S5 A BORAb st R VN Y O
K BT B RS RATE . NE PAs RU A, i
WL A, (TR A 8T, BRI
N
(=) R A S

e 1.l s

2 S 32 2 AL A A S 2 & IR S5 PR AN T 1 o1 510 T 4
GIESTSENIDECa/$s 1 R U I W |y S R R N 3 T
LUFISAT T RENS R, T BOEOR . B0 BORSEBUR 2 2 5 I
SRHUR, MRl B G HORORDL A S S, E A
T e Rl T 37 R F AP AR B, LR e Rl Ui as < i 2R R L AR
LN SEZP

2 B AU B R 0 X fo T B AE b, AR X T 32 A KPR

02 T 414 |




KRR 2016 4E58 2 FRERE

T R, AT LA E A 1 B AR A, BTSSR K
T, PRSI FUATIRIRG R, SREAa A
.

I FE A i 2 2 A A T DA A 2 R 5 7 45 U1 PR 285 g e g
filn: PRl G, WA R A EE R4 A5,

2. KB ACE HnE

i m S 2R M T A R PTG, Mg A
MR EMRK R, CURARFEN NIRRT, o EG. S
Tl LSRRG MR OR KT, e AR FEGERER
SR, i A B PR AN [R5 95 28 2 [A] Fe  LG f31

3. 5 A

15 F b b (40308 43 SR AR 28 0 0 R0 R AT N AR A5 FI09F 0 A% 0 1K 43
W77, TEXZEMAT FIZEH . RITNGEE KW SREAT 7
Mrivosgat b, 25615 BRI RAT 0K, @B FAERE, R
W R SR A5 FH R R B 7 9

(D) AT 3

FEFFEMAE TR G TG E . TR M TR SOE R R
Sof AV AS O 2 s A7 b2 b 8 O Al BT A AT Mk 28 Y
CRRAEKEL, BB, BRAEY) | Pl G548 B AT ML AE P A A ) r
B AT TE SRR AT B A A7 B R

(2) KA EARFEATH 5347

F B G A AT AN AT R A 5 T -

58 V23 W 5 AL A M RD P VR A L Il 2% A ER I IR
B AR AR AP AL E L 7R e S SR
AR AT, LA AR 5. BUF Al scFe. AR R,
il ] 2w b 5 g R R B A Al ) A SR AT

BT EEARERARGE M T AR b BFIREF15r
M UL B AT BE 1 /3 T DU 40, 58 540 W7 9 B SR IR UG 24 (1 25 Fa
PRI P2 S IR E S LR HER R, €SI ILAE K
SRR X 23 R TR

(3) WIBMEHITRE R TRR,

SRz R, T RE HATebRE L, R EIE NN B
BN I RATVE R S 25 5, AT A B 2 T P R 1 A ]
PR R, HaoMrid e~ LA

1) A7Mb P 45 Bd P b i o 3T AT ER BRI, SR R B xe A7l
N AR ZANEAERIIRIM &S EIETE MRS AT
e, EBERENS S F]AAR I 554 B I 55 B e A o

2) AT A FIEE VI SEF TR, R TR SR bR AT A
FAT AR ARG, 153 sl 2 JAT M A BT A AR AL B 45
L

3D AT S FSEH M) o RS B GE it 3 AR AT 200 57

4) ARG G IRER T ARYE 55 Bl 48 br (5 2 AL IE N X HF
FHSE AT VREE, IR E ST 505 R 22 HE B BRI
5) EHAENN SEM . T LPaWse, Wi G HAZE RSP

B3 T 314 T




KRR 2016 4E58 2 FRERE

YRR 2 M 22, R A UG A o A ik

4y FHXSAE S

AIEE WA AR RBIR, FEHB R oL 75 K.
BN S 5E R, BRITA. KW W5 5B Ab 2 5%
BAMFE, KIBAAAETIXEEAF K Z Z B A E, BRAREE
RIIE N O E T A a3 U)ORVE E SRR )
gy, WA IS 58 WA, A A7 5
H BT AN R U (i 4 B B IS AR 38 5 DA 3R 3 B0 T 3 kA
BLe, TRRARR A E 1 5L SR, DRI B OB BT R I L
SN eSS

AR F Ao RIS AR X T T Wi e = 2 ) I R SEE 45
HAGHES . ahth. B BURRr S8 A3, #fE A5t
WrAE, TEFR AL E O & BB AR (0 55 HEAT 15052

6 B SCRFUEZF S5 dh P 50 B8 SRS

FFE G P AR O CCRRIE S (ABS) (5RO 3R IE SR
(MBS) SE{EN B SCHRAIETR, JLE M 2 2RI RPN, Wikl
R RATHRAR SRR IR JRATERIE RS AiE
REARND T EIR AT R, I BRI 54 R ik e e
IR, PN AENME

I

FRZRETRE (&) .

R a RS ()t R E G FATER ST A R i A
A, ZARBREA R Zin RN, Wk 7 EERL ST (R
TR Z5 7% « ARKRATER BUF. ) Al
PR GRS o iR SR BN iR AT

kG Lk i S v BARMAS AL RGO, & B VE ARSI ST LRI .
WER A JEVEAE U A4k, B AU SR 117 8 ik 4
TP G R HEHE S, BE R T B ELEINE & T AR ST
WG AE G R AT, G B AR S0 AP — Bk
EUFS & RfE, VR E RS S G BRI i A, e
THITESHBFRA ARKE,
ARG NFIF IS, BRI TR S T BB RS i Fl, A

A Wi 2 AR AIE PS5 TR XU FH TR 25 2R T I SR B B AR A Ak 4, = T IR
miinis.

FEEGE AN KRIL ST RA A

HEEIEE A Hh EARAT I A PR A 7]

TREAHESNEEMER | KEFRBAG A KA [FAR Al c KR [ AR 4l fit E

T B HIEENAZ 5 | 002283 002284 002285

IR T IR 0 Sk 1
(RIS

157, 229, 967. 27 3 62, 332, 792. 92 1 73, 749. 35 1




KRR 2016 4E58 2 FRERE

3.1 XEMEHER

§3 EEMFIEIPNESIHERI

Bfr: AR
FE e WEW ( 20164E4 1 H — 201646 H30H )
KB FRIM 2l A KRR 2lifi o KB FIM 2l E
1. ARSI s 997, 488. 81 767, 798. 00 310. 49
2. AR 997, 545. 99 761, 170. 05 314. 30
3. INBUT- 3836 & 43 A J 7]
. 0. 0056 0. 0046 0. 0047
4. WIREE A 158, 133, 955. 69 62, 625, 159. 20 74,102. 48
5. ARSI E 1. 006 1. 005 1. 005

VE: 1L FrRIEE SRR A EIERE G 0 3R NN 5 26 1 & B A, TN 2 S Sb
YA &S KT AT B S A
2 FAHEEAUES] 2016 4F 6 /7 30 H.
3. AT SEH R R A S AR SN . BB URaE . AN CRE A e ARshikas) fnkk

FR I F G IAREL, AR A E s B ai in EAHI A se i E AR s as .

3.2 REHERN
3.2.1 AREPESHFTIREN KR RESEVG BRI R K LR
KRR R4 A
PR | GEE R | HLRE | LRI
R ke | mezo | mExe | smmeze | O 9 | @70
RN
A 0. 60% 0. 03% -0. 52% 0.07% 1. 12% =0. 04%
KB RAT o
[ WEME | BEARE | LR | LR | -
B % | ez | mkaxe | axmeze | 09 | @79
EER=IN
A 0. 50% 0.03% -0. 52% 0.07% 1.02% -0. 04%
KRB E
[ HEME | BEARE | LSLECE | LR | -
B x| ez | mkaxe | asmeze | O© | @79
RN
A 0. 50% 0.03% -0. 52% 0.07% 1.02% -0. 04%
05 70 14 W




KRG Aifi 2016 4E55 2 BEFRE

3.2.2 HESAFFEMURE S RIHFEM KRR R E S RSB E
RERFHIHER

AZEHE G B ITEDBC R R 15 [ WD 48 L A S S 2 R 1) Dy 5L F5on LR

=+
I
=+
Q
=
=
o
o

2013-03-29
2018-04-02
2016-04-0G
2016-04-10
2018-04-18
2016-04-22
2018-04-26
2018-04-30
2016-05-08
2016-05-12
2016-05-16
201-05-20
2013-05-28
201&-06-01
2016-06-05
2016-06-09
2016-06-13
2016-08-17
2018-06-21
2018-068-25
2013-05-29

— MEILT B IDAOC R o — AN R L N B




KRG Aifi 2016 4E55 2 BEFRE

0.00% -

FGZ-a0-9L0Z

FSZ-a0-aL0T

FLE-a0-aL0T

rAL-90-9L0Z

rEL-90-9L0Z

rG0-90-9L0Z

FG0-90-9L0Z

FLO-90-9L0Z

FEZ-50-9L0T

FFE-E0-eL0T

rOZ-50-9L0T

FeL-50-9L0Z

FElL-50-9L0Z

re0-50-aL0T

FFO-G0-0L0E

r0E+D-9LOZ

1 9Z+0-aL0Z

rZE0-eL0T

rako-aLoz

Frl0-eL0T

FOL+0-9L0Z

Fe0+0-aL0z

FZ0+0-0L0Z

S GZ-ED-9LOET

[— it Bt i P B R — OOt N L B T 2 |




KRR 2016 4E58 2 FRERE

-0.51%

-0.68% A

-0.85% A

-1.19% 4

E: L

2 AL
A EBIrF

B4 B I 2 R 15 i) 300 5k 48 L 8 AL WA 2 4 1) By S 340k L 1

0.51% -

201&-03-29

tt

o

ZS

eh

20

2|
20
2|

20

20

20

2016-08-25
201&-05-29

| — A B PR — BN A L B M i |

&
EEFME,
A —
=

R 2016 4F 3 H 29 H, #E AR 5 IR ASTE SR —4F
FEGE BN B R GG R AR Bk 6 A H TR G A5
A RLE . MEAME RISV T AW

3. AEESHIBEH G LN AFEEIFF BB L EIAMER T 22 e 5710 80%, DlamkE
W H AL —SE AN B BURF 27 A 45 58 EEBIAMIR T2k 5 B3 7 1B Y 5%

§4 BEAMRE
4.1 BE&E2E (REEZE/PMD N

gt

5%

FEAS T G 5k < 22 A IR

ERHY | BEEES

IEZF Al 4R

B

WL

gL

AHe eIt
2, KA
Alifii e i
UEFF BT 2

KEE A
T RZ/E

sHRELH,

L,

2016 4F
3H29H

9 &

B, 1983 4F 1 A4,
EEEE . R RS
+. EEKITIESR RO A
FRAF NFEZEI I, fit
BB T, 201244 H
IIAK IS EHARA
A, ETIRE TR R,
Kk [F] =50 i 77 BRI




KRR 2016 4E58 2 FRERE

KB ) A5 BRI SRS
EE I =ity BT KAl 5 it 7 BRI
e BRI EHELH, K&
(LOF) 4 BRERMTIGEEESE
2, KB 28, KEFFEGHRFEIE
[Fi) 45 FH 4 BHEISE (LOF) EE58
Flf5i g5 BAIE H, KB FRE(E R
T T FFINE R RS e 2
Heg, H, KRG8
IEFR TR SR G4 T,

I BRI G2 PRI HIATE AR H YIP48 2 =) P e AOBS AR H AT HS 3
2« “UEFFMEAERR” e “UEFR ALY B SCEMATIE B CGUEZRA AN 5 B3R B M) 1)
FFRINGE -
4.2 BEEANNREHNEZSZ IR FE B K A

AIREN, AREEHNALE QEFRRE ) IS TS EN . AR
Al AN HABAT BRI M BT S RE , ARIRSAE AT B S 0 R U8 BRI Y 2 <
B, AERS SR B AR A b, ORI B NSRS IE RS B
A BT

4.3 AP ZET A
4.3.1 AP 5HERHATER

AN, AFTEREPAT (AT AP HMN) BWHE, T, RIS RE. 5
PATESAIAAT, AP NEREAS, Bfasikes. HRAS. FER - EHA
w5, HAAUT:

WEFCSCRE, A RE N A SR A G I AR AU I TR, Iy i Bt 4L & 2 BRAE 22 =] Bt
T & LA FISERR .

BRBRG R, AR SATRF IR R A 2UT TR H R siH, SHdass
R RRR AR IIRBGEE N, MRS ASE R TR, SREHE2HETHREER
I8 2 5 1

LHPAT, AR FATETZSHE, FraRRAERHRRs B M 5 M — P ITRIEL S -
LK (AR AP KIRE, NS, BT RIEERL S RGN TR Y
GRS, AR TESFAOR AR, PRIESE S AT I P4

BREBAT NI IRIE S0, AR S E A, ISR, K (CARA T 5400)
MIE, ek, SISEARRGEH AR, TN, S a2 w8 2R RS KB

o9 T 14 T

D



KRR 2016 4E58 2 FRERE

RPN A S TR SR ERE Rk P DR

NFNIE 2 4 ANFE R E S S AT NRATECR T, TR R STRE ., IR SRR,
XL 90%EAE KX 1 Hy 3 Hy 5 HEIZE S BT T e, RIS AFAZ 5 S A
BRIE AT A o
4.3.2 REZBHIT AT

AWEIIN, AAF A RRAGS SNEGAT NS, REIEH R 5
FRAC LD ) B AT By e e I J5 2 RS B 1) 5% A 5 o

AW, KRR IAIES A T BE S BUR A48 5 R S8 40 (K 77 38 3 AT A
4.4 REWAZSEE KBS

L 55 1 P9 47155 0 ot

20164F 25, ENAPFRAELLNEE, Tk R E R — A T M. sk 7,
B RE TR BICP IR AN [, KSR dh AR St SIPPTRRIRUCRE « 1Y MR TAafd, Bt
ST SR CREFARN BEAA R I . 53717 RISk Bk R i %, Rl Ui as s 2 Py, b o
FAems A LAY, KA R MR AT, WIBRAI G FTCE s ERGTTE, AR g i AT
o VRS R 22 F 4 22 ) SR, TR B 5 R E DV RS E R R AL, 2R 2 K
PR BT

PR TA T, JATIE R IMLFSS 2 R TR RS, TiI5iR sl i B i (R A 5 B b
JETHT S % rh R AR Shi bor 7R 2 K% 4T 1) 5 471 2K [ ) ) 36 24k 455 /E B8R KT«

24 A ST A B SR AT

TEMA A, S TAE R AR K, AR & R MR (E R, DIRIRGUN EERE
bRl SEIRAEGNLZ, RTHH AU
4.5 MEFNE AR

WIS IIAR, KEFEBAG G A KRS BBUFEN 1. 006 6, A& HIREIFEIEK %
90.60%, [TV £ HL B R Y K 20 -0. 52%.

WIS IR, KEFEBAG G C MRS MBUFEN 1. 005 76, AWM WRFIFEIEK %
9 0.50%,  [RIIY £ HL B R I K 20 -0. 52%.

WIS IIAR, KEFBAG G B RS MBUFEN 1. 005 6, AWM W0 EIEK %
9 0.50%,  [RIYIY £ HL B R I K 2 0 -0. 52%.

310 T St14

=



KRR 2016 4E58 2 FRERE

4.6 WEHMAESTHFE ABRE ST HEE B
AT AR I To 2 A AR & B i E TS

§5 BAEWME

5.1 MEPREEHEHEBMN

i H

e (o)

R ik 45 %

Hrpe B2

S

[ 5 A 2 93¢ B

234, 805, 800. 00

Hr: fiigz

234, 805, 800. 00

B SRR IE SR

AR AEERS

i

=l
=
i
o
b=t

SRTE LB

S W

b KW IR ) SR AR

R
ST

BUT AR 4 it

2,684, 730. 32

1. 10

H b 5™

6, 664, 412. 03

2.13

arit

244, 154, 942. 35

100. 00

5.2 MEBIRIZT U RFIBRERRAE
5.2.1 MEWREITWHRIBENRERTHE

T ARG AHR G ARG B

5.2.2 MEMRET LK EERRBEREAS
ARG WIRARFFA BB
5.3 REWIRIZA RHME 5 G B E B R/ R BT+ 42 R B R B 4

T ARG ARG ARG B

5.4 MEMREBEF BT RNBRSFRELE

FFa i 75 i A ARME o B G R E R (%)

1| HE bz 4, 142, 800. 00 1.88

2 | RATER - -
SRR 230, 663, 000. 00 104. 45
Hodpr: BURME SRt 230, 663, 000. 00 104. 45

4 | kiR _ _

5 | Ak R - _

o111 W oSti4

=




KRR 2016 4E58 2 FRERE

A - -

B GIEE ) - -

6
7
8 | [ENkA7H - -
9

HoAth _ _

10 | A&t 234, 805, 800. 00 106. 33
5.5 MEHARIEA AME 5 ZE T 7= BE LUK/ F BT 48 R 1R B A 40

FE | R BEAE | BE GO | AnbE oo | Do P

EeBl (%)

1 130228 13 [E T 28 500, 000 | 50, 030, 000. 00 22. 66

2 150419 15 4k 19 500, 000 | 50, 010, 000. 00 22. 65

3 150416 15 ek 16 500, 000 | 50, 000, 000. 00 22. 64

4 150215 15 [HIF 15 300, 000 | 30, 000, 000. 00 13. 58

5 150207 15 [HJF 07 200, 000 | 20, 452, 000. 00 9.26

5.6 IREFARIE A SHME o 2 B 1B LI KR BRI 48 B SCRAES B3
e

Ve ARHE S AR AR W SRRIES .

5.7 MEHRIRA SMME 5 H & B E L K/ HEFF Rl T it & B 3 9 4
e ARG IR KRR S8 .

5.8 IREWIARIZ A RAME 5 B E H B R /NEE P BT T4 BUIE R BT 40
Ve ACHE S AR AR K BT

5.9 MEHRAESER K E G55

5.9.1 AIE R KB HBUR

Ve ARG AR I P R R R O

5.9.2 MEMRAESHTH I E RIS R AR

T A AR IR IO U B4 5%

5.9.3 AR FUHKE TP

TE: AR GRS R BB E BT L

5.10 HHERHAEWE M
5.10. 1 HAWZEF=H B

s R wH o)

FHARIEE 1, 696. 95

1
2 | MIBGIEZRE F K 1, 000, 000. 00

o112 T o4ti4

=




KRR 2016 4E58 2 FRERE

SR -

IVEL&IDSS 5, 662, 715. 08

YA R -

Hopth R YGR _

T3 -

HoAs _

Q© |00 |3 |O |01 | |W

&1t 6, 664, 412. 03

5.10. 2 EHIRFFAE KL TR B BT e e fii 2 A 40
T ARG WIRARFTFA ARG

5.10.3 MEHIARA+ZBEHFAERBEZRIEILA B
TE: B AHR G ARG BRI

5.10. 4 BHEHAFIR G LR AR FHRH S

HI T D& TN AL, r B AN & T A AT REAFAE R 22

§ 6 JFAEESH RS

Hfr: A
T H K FEpalifii A | KEFEBafic | KERHBALE
R A S A A A 203,431, 313.09 | 286, 862, 782. 18 65, 312. 98
i A5 1A 1) 2 45 i FR T 47 167, 232. 85 77,974. 42 8, 436. 37

I - ik 5 BT A 1) 2 45 A e [ 470 46, 368, 578. 67 | 224,607, 963. 68 -

i A (] 5= 4 47 70 A8 B 3 0
(3 E /> L7 =" 3851))

i A AR 35 44 20 20 157, 229, 967. 27 62, 332, 792. 92 73, 749. 35

§7 EeBFHANZHERRSRRLESER
7.1 ZEERAFHAESHARIFAL
P ARG AR ITERE A IS P T e A R L
7.2 ZEEBEANCHEEREHAESTH YA
P MG AR SE IR 4 BT P T AT L

§8 BAXMFHEZ
8.1 Z#&EXMHHEXR

Lo AP R e A < S AR A LA

2013 T 314 T




KRR 2016 4E58 2 FRERE

Do
/

(KRB A BRI R RS RS E )
(R FIRR A0 453 5 AU F R R B S AE 0
(KB AR Al 5 25 AU S R R S S R S 15
5. VEHE A

6. FEGE NS BREALIE . LB

Ty FEGIEE LS BRI

wW
s

S
7/

E

8.2 FrRiHh =
B AT L R A M HE AN/ B ST AR T
8.3 EFE A

P T B S AT A M IEAN/ SRS ST N T AN / s 4 TN LI IO sl 5 9 2

DAl AESCAE . RSO AT, Bt I A FEA R Py S A SO 0 A e Rl R B
BBEE R ARG BB, PSR A KIS E AR A A
&R SS  ELE: 400-888-2666. 010-62350088

Pdk: http://www. csfunds. com. cno.

KEESEHARAA
2016 £ 7 A 20 H

314 T Sti4

=



