b

BIELRBFERSENFR TR E S 2016 £
B 2E=EFRE

2016 4£ 6 A 30 H

HEBHAN: EEESFEERFEAH
HETEEAN: PTRHBITROERAF
REZEHBER: 201647 A 21 H



SR IRIR A (QDIN)2016 455 2 = E R

§1 EEHRR

FEE AR EF S LEFRIEAR RS TR RRICHE. RS EE iR,
FEXTFL YIS HER R e B AR A ) S DT

FEIEE NP ERAT RO AR AFREAEE S FE, T 2016 47 7 19 HE& T AHKE
TS TR (HERIABRA GG TN, REERNEMMAEERICE. R FVERRIE
KR .

G R LA F L SR S R 0 AN IS AR B W, (RN RIERE S — s A

F GRS BUFAMCRHARRERI . B XK, 858 AENE W5 DR ST R 40 e 3 A
e EE AV LR

ARG I 55 B RER W 1T

AREWIE 2016 4£ 4 H 1 Hig% 6 A 30 Hik.

§ 2 EEF RN

2.1 EEELRFNR
B W HAF BRI A (QDIT)
B4 ARG 539003
oA 539003
S Y (i E LT iR
R4ERAMH 201246 H 26 H
35 AR I & A0 28, 774, 993. 63 {7
I BRI P B A A, Rk SR ISH G
B HbR AT R AT I %, FEd il R I R, B R34
T IR G .
ATEGAE T R T, BRECE BN B R E
B S 5H T _ ERERERAS S E B S e R
) Mg HEES XL & 5% 20 (kT
PR AA ML .
50% X MSCT 4EREEJFAT ML i s FeEffeai % (MSCI
N ACWI Energy Net Total Return Index) -+50%XMSCI
WA Ao BRIGURE LT L0 24 26 50125 % (MSCT ACWT
Material Net Total Return Index).
AEG R TR G BOE AR T S, H UGS & T
AL 2 AR5 AIE N N i R B = i Y G =i E - S [N T )
WA g, BT mes/ S IE I 4
HEEEHA ABEREEHARTEAH
HEEEEN B ERAT e A PR A )

2o 12w




A 4 BRI A (QDIN2016 4635 2 FE i

2.2 SN B MBS R A

i H B2 A ML T i ) BANE RN
N . Deutsche Bank AG, Singapore
L Principal Global Investors, LLC.
A H Branch
H B UM E AR A A il R RAT B AT
. 801 Grand A , Des Moi , IA|O Raffl , Level 17,
A ran venue es Moines ne Raffles Quay eve
50392-0490 South Tower, Singapore
AL 801 Grand Avenue, Des Moines, IA | One Raffl.es Quay, #16-00, South
50392-0490 Tower, Singapore
M8 R i B IA 50392-0490 048583
§ 3 FEMERIEMESFERN
3.1 EEME R
A NRMIT
FEM 5 Fabr REHIC 2006 54 H1H — 201646 H 30 H O
L A S B s 153, 864. 87
2. AR 479, 340. 00
3. IOALT- 35 5 4 A B A HA ) 0.0167
4. AR EE 4 05 7 14E 20, 434, 359. 21
5. BRI & A 0.710

1o AW SEIi
BRAR 5G9 A (R AR

FEAWRIR U . Fedilleas . HABRN CRE A hHER st 1
AR 9 A S B N _E A 28 e A2 3 45 2

9 B Sl SRR A SRR A A RS 5 o 4 TR T, 1A 28 TS SRR K B T
4T
3.2 ZEHERI
3.2.1 AMEHESHIIFER KR EE SRS B EER R R A B
N SN | KR | WA | WAt | B
| kmo | meze w £SO sxipze | 09| @@
L= 2. 31% 1. 11% 9. 26% 1. 39% -6. 95% —-0. 28%
/[\H . 0 . 0 . 0 . 0 . 0 . 0

i
w
=i
pres
o

=




BAE A ER G IRIE A (QDIN)2016 45 2 45

3.2.2 BEES A FAEMURES RIHFEHKRARD KIS RS R A AR &
BN L

EEAE PR BB A (QDIT) BE &40 81 S vk i E 1 32 55 ] A 1 b A BBl 2 32 11

35.44% |

Py sk 4 EE 1

2012-05-2G

-
2
i)
2
5!
—_
]

2
20
2

AR W = AU S SN NSNS SUSSSNN S U SUNNNNN SRSSSN SRS
P013-00-07 | |

20
20

TR TR 8 o | SN S NN SO —

2
2

FEu =00 1 | -

[NR TR N 5T s T A A R S S
DA5-11-109 { e e
016-01-31 4 -~ T

L L |

2016-08-25

2
2
20
2
2

|— At fa SRR EERIE & (QDITY Rk G G 8l P AT e ods — el Aom B REER O (QII T sl S bR ol B vk i 4

e 1. ARSNGB T BT T AR T

2+ A,

ARG P A RS S FER.

§4 BHARE
41 E42H (RESZIN) BN

w4

5%

EAEEREEZ IR

ERHY | SERY

UEFR AL AE
PR

B

BAATE
it S it b
B
SM. K
BRI
Eeai

20124F 6 H
26 H

17

5 [ B B K 2 T A B
MBA. B44T 3 FE S MIE S A 7
TR ISR A J 7T
R ERIEHR AR R EAHE
FEME AT 5 [ f 25 S 45
BTG LT, 2010 4F 3
H N5 5 & B PR 5
EAF, PHEHEAME TR
TR, B, EATAN
MHEAMR R AN . 2011 4F

=




{5 A ERVEIIR £ (QDIN2016 4F 55 2 FAER TS

4 H 20 H T 85 kLS
REHEREESM, 2011 F
6 H 21 HEE@EEH N
REHREREAEM, 2012 4
6 H 26 Hig (T8 5 2Bk vt
RGP R R RS ESL
i,

1

AFLH | 2013 4 8 H
Het 5H

10

RS, Wit gk
FELEN o W ARIA T 3 [ B
Pttt A F . EEBKE
IS % /AR I E S
PAE: v SES|INEAA E/N
F]. 2005 4 2 AN
KEFFFRBRAT, KR
ATinI B, 2006 4F 8
VRN YDAl E NG s
17, ATAERGE AT 3% Bt i
] 2008 4F 8 HAIMAFRAF
NER A gt P A =1 2 LA
MG BBhE, 2013 4F 8
H 5 AR5 ek IR
HHAEHFR RS RESR
H,

4.2 MBI A SR AR B R A AR A

P4

FESEANR B A A

UEZF ML A IR

!

Mustafa

Sagun

HEARRE

22

Mustafa Sagun {3 % ¥
KRR ERRRE. it
T B A E R EA
12 BR IR S SR W 1R 152 95 4
HEE MM I . Mustafa
£ 2000 FEIMNA ] o AR
2002 FFITF IR HABAT 2 BRI
FHANFEERESH,
TMAE 2006 T IF 4P AF 5 i
WOE . Mz BT A
] B G A (4] BA K
i1 Mustafa YR AEJEFF
AT 1991 4F, B L
HE B, BIFFTR R B
IIRAL . FENINAS %2 7T
fih2 PNC 4 il I 55 5 1 (1)

=




SR IRIR A (QDIN)2016 455 2 = E R

mlOE A 4 M 0N
Salomon Brothers /%22
T E XK. Mustafa M
University of South
Florida HX#5 < fili~ Ph. D.
FALFEPRZE T MA 27
fro A A H OH W
Bogazici University HX
3T AR 2 42
fiL. Mustafa 315 T f H
5V e R 20 BT DT RR = A
Flo fih/& CFA Institute
A1 CFA Society of Iowa
FR SR

2=

14

AR RS BRI S
B AREHSEE, A5
A B EE M R AL T
fib A BIE FE R 93 B3 9 A F]
LRI E
(GRP) BRI #¥AR, %
T G ) e A X g
AT AR AT 5T 5 5
AR o AR ARAT 4
BRIZ D ERRETRE R
SERHLE . AR ELIRN
ML E R T2 EE ST
g2 BEPEAE 2006
AT BERT, BE7E 2
Hantang Securities Co.,
Ltd., Beijing WIEHE
o M1 2 e A
Yinjian Industrial Co.,
Ltd., Beijing MI#¥E4
SRS L (VN i RTWNE RN
% MBA 2£f7, MAbH LR
KRG v bl 2
IR I T 5 Ko ox
THEE L. BRPE R4
R R A BT 5 IR N A
Global Association of
Risk Professionals Ji
Gro A IRAT TR R4
R BT AR - BRI H.
#& CFA Institute FURR 7 .

=

p=i
piss

=




{5 A ERVEIIR £ (QDIN2016 4F 55 2 FAER TS

4.3 REMNEZE SRR TFEHEIL A

RGN, AEEGE AR FERSMIFA AFRAAT N, AR 5
NEESWARA NERFIRE, s GEZRE)  GEFRRTEEEE) « HAA EEE T
FUEM GRS RFRPITR G RIER R R ERE A ) KE.

4.4 NP 5 E T A
4.4.1 AV 5 5 ERPHAT B
NT AN PRFHREN, REE AR G, BERHBAIE YRS 5 Bt ik S is k3 i

N, AFMRE QEFRBEFESIE) « (ERRERESEHARNBEGESER) « GEFRE
BENFANFREGHIERZEN) « (ESEEARRE S S RS S fINE) SR
IURIA T AR, HIERBIT T (A FRHEIINE) « (RWZHEHINE  (AFEPTE
WRAZGEEINE) « (CFIRmREEINE) FREEERE. AFMHNES RETEE T A
FAZ G, — BN PUR R R LS F IR, REEH S U2 A A8 G T #1E,
TORTER B BIE AP X R A B, P4t BB 26 =07 A8 ) e HFE AN R 4 4
B A BEAT A T ik o

4.4.2 REZ BT AT YA

AR AR B BB A 52 5 058 5 AT S0 7 B R R 58 5 A B 1 #3058 5y
O ZAE SR 2 H SRR 5% TG L. ARG, REIAESAAERTEZHITN.
4.5 1R 75 W A S R SR SR I LB

2016 ££55 L AR TR AT P EERE bR Bk 21%, e 6 A41IAE
51. 22 ST/ MR | UG BB ES « AT NEA T B MBLSLRIER L, BIAREAR
FM b )E, SEE A TR, (HIEE “BRR” SR IN T RR WG L5 BT S AN E
XA KA BRI A i 7 SR AR A R ST s (LR Ui, RRORSC ST IR BORT B At B J b, A
RGBSR LK )E, 6 EEER M A e D2 I TR, IR HIT s/ MEsg . A i i
FEARGLRR o 9 1 P S Y BT AR, PO H & 1 — RPN BRI b B 0 BeilaT 9, BA
LRI MUACIE [ 52 0 B T R A5 D 2 2 SRR M KR sl i 2 BRI 3R . AR AC T A
FEMITEOL T, KE 2 TREARSAERFA KT AL, JFH T HERINE T BT REFFAIR, e RAT
ANBRHH FAT 9 T G AR SR BRI <8l A % (A SE 7T REHE H B T SEAR SR, (RN A i A% b Bk i
N, 2 FREAERGEMXKREE TSRS L

I

II

/7o 12w



A {5 A BRVHIIR £ (QDIN)2016 4255 2 i

AR
4.6 REWAREESTHE ANBERESEHEDE R

AN, £ 20164 4 F 1 % 2016 46 6 71 30 . AR GHEGHP ST T /1764
i 20 AN TAEH . MR (LIPS SRR EIEEGEINE) (20144 8 8 HAERD
TSR, BN R A TR 4 T DL

BB VB K % 2. 31%, JEENE 1. 11%, Marbb Bt 25 % 9. 26%, JEEIZ 1. 39%.

§5 REAGRE

510 EMREESH=HABMR
P i H &H (NRfx ) B4 BB ()
1| Bas st 15, 554, 267. 19 73.79
Horpr: g 15, 234, 449. 65 72. 27
Pk i - 0. 00
FEFEIEIE 319, 817. 54 1.52
5 Hi =S FE SRR - 0. 00
2 | HEEeHT 1, 963, 498. 32 9.31
3| BEEWES IR - 0. 00
Hrp: fiigz - 0. 00
BE 7 CHFUESF - 0. 00
4| SR ATA AR - 0. 00
Hrp: i - 0. 00
1% - 0. 00
AL - 0. 00
BUIE - 0. 00
5 | EANREEHT ™ - 0. 00
Horbre ST 200 ) SN - 0. 00
IR A G R B )
6 | EmlimTH - 0. 00
7 %Ejifi KRGS & 3, 379, 898. 24 16. 03
Hoptr %7 181, 918. 92 0. 86
it 21, 079, 582. 67 100. 00
5.2 MEHRELNER GhX) IEFTTHRRE R EIERE 6
Ex GhX) ARME (NRH RS T A R (%)
H [ i 15, 222, 464. 15 74. 49

%8 T dt12




A 4 BRI A (QDIN2016 4635 2 FE i

e

331, 803.

04

1.62

it

15, 554, 267.

19

76. 12

5.3 | EHRITAT W RE B E LA RIER R A S

1725 ARE (NRFm b B G HE R (%)

MRk 6, 263, 232. 87 30. 65
ERSES TN 727, 233. 10 3.56
Do T T B 15, 589. 18 0. 08
MRS R 5S 258, 371. 03 1.26
Tk 210, 424. 03 1.03
e 75 2 181, 994. 78 0. 89
BT PR f 11, 985. 50 0. 06
&R 719, 404. 81 3.52
AEUR 5,055, 142. 28 24. 74
NG 2,110, 889. 61 10. 33

it 15, 554, 267. 19 76. 12

TE: B ISR RT3 FebnttE (GICS).

5.4 REIRIE A RHE G ST P#E AR/ N HEF IR+ 42 R R FE R IR B

B ¢
] e BT e e
F | AEIARR (35| &R Sy % e e | ARME (N | Bred
5 ) (Fp . (b ¢i'P) o) 1 Eb. 5
) [X) (%)
2
CHINA faéi
Hh ] W | E
L | PETROLEOM & | . | ONEI000002G2 | 5 | o\ | 290,000 | 1,387,984.08 |  6.79
CHEMICAL-H -~
Fir
3
it ae
o s | HE
2 | CNOOC LTD | ¥PE | HK0883013259 | . T 152,000 | 1,249, 732.66 | 6.12
P Lo | s
it
s
PETROCHINA = E% B
3 qg!' CNE1000003W8 14#$ qu!l 200,000 | 904, 240.86 | 4. 43
CO LTD-H panii Lo | s
it
—
CHINA f36%
H ] s | HE
4 SHENHUA g | CVET000002R0 | 00| | 70,000 | 853,131.59 | 4.17
ENERGY Co-H | T T -~
it
ANHUT CONCH | yigiZ HHe |
5 | CNE1000001W2 | : 43,000 |  684,300.08 | 3.35
CEMENT CO 7Ke WEgF | Hi

¥ 12w




A 4 BRI A (QDIN2016 4635 2 FE i

LTD-H T 5
i
Uk
SINOPEC . o
i W | HE
6 SHANGHAT o CNE1000004C8 w5 | mu 204,000 | 617, 208. 49 3. 02
PETROCHEM-H -~ o
i
Uk
NINE DRAGONS . o
§79)2 W | E
7 PAPER BMG653181005 | . : 108,000 | 543, 672. 68 2.66
a4 Th | B
HOLDINGS
i
CHINA i
NATTONAL HhE s | HE
8 CNE1000002N9 | .- : 174,000 | 502, 648. 52 2.46
BUTLDING fevv) T | H
MA-H Fir
ey
&k
LEE & MAN . o
PR W | hE
9 PAPER ot KYG5427W1309 5 | 90,000 | 442, 291.73 2.16
MANUFACTURIN | "= - =
it
T
KUNLUN + iF %5 E5
10 f%‘b BMG5320C1082 Aég$ qu!l 74,000 | 404, 139. 26 1.98
ENERGY CO LTD | feys T | H
it

AR AR A TSIN A

5.5 MEMREFFERFR I RNGFRRHE
ARG WIRARFFA 67
5.6 MEWIRIEL A RME 5 BB 138 LI R/ HEFF BTRT L4 57 508 A 20
I G AR AR ARFFA 67

5.7 A HIAREA R E S E ST #E I N P RIRT 48 B SCRAESF BRI
4

AT AR IR AR FFAT B SRR SR
5.8 5 HIR#% A SMME GRS 3E LB RN HEF R BT 4% SR ATAE S B R B 40
AT GAIR G WA ARG SRATE
5.9 | EHIRE A RMHE GE SR HE WH RN EFFRIET 2 2 S8R R 4

o NRE (N | HEREEF
B | Ee4k | EeRW | & 3 i
TSHARES A GBI | BlackRock F
| ETF e %Fﬁi ackiioe 702, 741. 42 3. 44
MSCI CHINA 3% und Advisor

%010 11 JL12 W




A 4 BRI A (QDIN2016 4635 2 FE i

ETF s
TSHARES . . BlackRock F
= 5 BT )
2 GLOBAL ETF gy | und Advisor | 642, 762, 22 3. 15
ENERGY ETF FIH s
TSHARES N
GLOBAL SRR | oS
3 ETF - und Advisor | 617, 994. 68 3. 02
MATERTALS AFa%
ETF S
5.10 HEH SRS MR
5.10.1

ANFE Bz AR S R AT A RS IR RAT AR TR B 1D S S AR AR 5 i AT —
FNZBIATTETT. AT,
5.10.2

ST AT 44 B ORE H HE 1 TF) RE I LB

5.10.3 HALE PR

=

e

\3

e A% 2 ONRT5)

A H RIE -

PSCIES 5 K -

Mgl 159, 056. 34

M IRCR R, 255. 23

2T R 22, 607. 35

b SGK -

TR -

HoAh -

O |0 ||| | |w ||~

it 181, 918. 92

5.10.4 HEHIRFFH B4 TR B RSG5 HAE
AT AR IR ARFFAT A+ F B P 3 555
5.10.5 HEWAR AT +4 B R P AETRIEZ PR IEOLHI BB
ARSI AR AR 44 B SR AR AP AE R A2 R AT DL o

§ 6 FHMAESHBRS)
Hfire f

o101 0 k12 17




A {5 A BRVHIIR £ (QDIN)2016 4255 2 i

T ST < 0 A0 A

28,823, 243. 99

A5 HA HA (7] 5 4 5 HA D 7 40 2,706, 391. 45
Uik T H A 15 22 4 S B2 [m] 43 0 2,754, 641. 81

e WA & R 0 S A (B B~

HAD

T S AR 5 WU 0

28,774, 993. 63

§7 BE&EFHEANCGHERTRERTAR ST Z WA

ARG R KA EHNIZ B A TSR REA LML

§8 BENMHHEHZF

8.1 H#EXFER
Ly P ENE S SR A5 A BRI
2. CEASRIRBHRIR & TS
3y (ISR A IE
4y CEASEIRBHIRR A TSR

TR A RUETF 08 L 1 S0

REREEEEF)

o0

RREHE UM A)

WREITLE B

5+ B BRI EATE LU
6. FEEFLE Nk 35 AR LA ATE LA
T AR A R B NAESR E T R B A T

8.2 i =
HEEH NSRS IE N,
8.3 B HR

PR AT E DI 8] G 98 A B o 0 AT AR SR AR RR S, 8 & BN (8] 3y B B3R SR R B

12 11 12 W

B EEEEHERTUEAT
2016 £ 7 A 21 H




