EIB0HT2E [ 4k R0 il B R & RIS BB e S5 U W 22 (2016 4R 58 2 KR

FEHERRAERERSHEIESFRRES
HEUHBHE

(2016 4F55 2 IRFEH)

REEHAN: FHESEHARAR
REREN: HERIT RO ERAR

HERR

ARELET 2015 4E 6 [ 29 HHEE S FIERERR.
SN GHEA TR HAREIM .

POt A, 408 N R AR S i R\ LR AR S B 15

AAHEREE S S FMESHERHPRE, FETEIER SR, REGRRLAERERSE MY
HNZIABF . SRS RSB N BRI E RS0 H, B SOy S SR
NFAIEGE TR MFN, HFEH S 0BT A B B R X & & F AN RS2, IF%
M(EEGE) o (BIEINE) | ZEEE T K HAMA S AR A& L%, BERTEART
R R NIBURIR LS5, N R A

AR SR A B AR BRI B 2016 4R 6 H 29 H, A XU S8R FEHE
FIAIEH N 2016 4E 3 H 31 H CR&H ) .



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

—s HEeEEA

(—) ReEHAMN

FEEEHA: FWERGEHARAR

Epr: LW AR XA L2 KIES 5 Lt B < O R ARAT KHE9Z
Il BT A X D KIES S B LR ARAT RAR9)R
PE RN GkAH

AL H 200549 30H

HEHEBIHLIR B LSS . o RS B S PR A el A & [2005] 142%5
EMBEA:  TAZTEANRT

SRR (021) 68649788

AN JHIE

JB AL
H BT 5 L il
R (e AR (%)
iip)

HEEIEAR ST AR 9800 49

e [5] R B A1 A R ] 9800 49

HR T I b T X Al 4 55 PR A 7 400 2

A it 20000 100

(=) FEARENR

1. EHEEMG

sk L, EHEK, A, ETERAT BT E A2 LA TR
S, PESRTIMTEITK. PERTAMTE LRI ASH, PEIERRAERA
A RLEZUEIT, S BA BRI A 7 KR B A A H RS A IR BT A | RS
#H PEFEEAGRAFTLS BRI ES, BUEHEEITARTEARRER K, b G
ST E A RA ] (FMESFHAGRARZ AR KH.

Mr—rasete, #F, St FERELVRIT RS, TEIEFRA AR
N AT EAE KRR A IR A F #EF RS o @ B RAT et A PR A 7 AT KA
PHATKDPAER T, FEEEARTEATREHE, TP EEEARIIA T #HE
K.

T, #EF, LHEENL. HETEERARTTEAFSZEE RO LR,
EREHNLAH, DAHHE, BEMD. AASHE, TP EETER A&



ORI ORI B B R S IR R S P R S S U i 2L (2016 4E 5 2 IKEDHT)
R, WHRRA . B R AR BRI T2 A R FAEA AR

7

Guy Robert STRAPPJEA:, #H, piklt. TMEMTHRE (B HHRAFEHEHR
178, SE LRI X 38 B SR 5 a . s CHinio AR A B H Rk
B DRI AR B E AT B i 5 B FIRA R E R HATE .

WEB L, EHE, ONINEE, 25t TR HEERAT I 9 a5 Jl
HLOFOMBR AT S R A RS R AR EH AL, Wi Cirn
YO ARAFEHBFE. BMITHRTE () ARAFANSAK. BUEMTRE (5
AR AFSEH,

BASMW L, R, NS, TR R PR 1 E BRI AR AT AR e X 3
HINAT . it B R T T CRIN ) A7 PR ] M7 R X RS B B e s o AT IV 4 55 7
JE RV B

IMBEBE A, MOLE R, MRE L. PHELOKSIITERS T (B B8 H T
PAE R XRG4S N, ek IiFss i (HE& ) 55 F SRt =8 B i 3 5 F [ A4 S
SR, DT Lattice Strategies Trustfi 37 5ZFE A . Nippon Wealth Bank’# . # . Ironwood

(i

Institutional Multi Strategy Fund LLC and Ironwood Multi Strategy Fund LLC. Jh 37 % = .

HPORSeA, MorsES, @irefit . PUEW B BoR Ao s prEl B4 ik
AT BT PR ARG 2K B IS 55 PR S B Rt RTINS 55 Fr B &
RN BUEBUR S THIT S 55 T Lo il 10

R, WAL R, KUt PR b B AR e 0 514 BRI AT T R AT
R, PUREHRRF LT E HAE AT R R .

e SRS ORI I X R R 2R A BV 55 7 H20124F2 H 14 HE IE 5 44 93 0.
B, MU &2 R AAHKE % HE AT NA T . L5 9 ORISR R 0 -

2. IF

IR, PUATHE, et PHERARMORAT BT E A PR A
HHEA &% (HED FIRARANGREH . DRSS E AR A H A%
.

3. AEEHENGEN

B, REH, TREMENL. JMEPE IR A R A 7 5878 B S 25
HERERGEHAGRAR (PEIEFRAARAR K2R AT, 200042H 05 ERESE
HARAREI) BEl, PEIEFRMARA R EELSEH, PER7E A R A A
B, JUEEMREEHARAFLLM., HHIITE.

HEEeAE, BIBAH, THEHML. MEZAEERERGRA A mHEEH IR,
R BT S AR A S T, EEE RS RAT LT SRR, (FiE e



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

BARAR KRR S MEEE., BRETSE. aREEE. IEENESEREER
AFRIBAH, HWREWSE.

EiEFA, BIRAR, BERL . AR P EIT S AT, E RS
PR AR S REALE S 18 . FOBERESE AR A AR, QA
HEHY: FMESEEARARBEKIEFLME. T EEWHE - EHARA A #
Ho IUEEMESEFHAGRARALSEH, HFRETHE.

R, RIS, KUt EMST. TEREIES R A R A & @k
S, TEERERIMEAR SRAH. FHESERARAR AR, SETHE.
HREIEE . IEEHESEHATRSAH, FEPEEREZEHRARATES. A
LN

4, BHK

JseA, BgK, L, JHEREIER R B E LA SRR AT,
AIADE R, BiEHuE S E A RA RGN, ERZESERARARBEK.
PUEE S EHARA R B REK.

5. He4H

FH#kE, Gt GREERTHE GRID W% T3 EF A R AR KEH
TRHR EEMIRAL AR AR HEIER B B AT 0SB AR AR . 2010
NI S EEARAR, TGRSR SRR, SR G BHE 5 %
BHEE . BWRESRFEHFIIEHR RS MR SRR RS Sl
gt R RVERC ER S ANIE S B A G L 5 R 28 [l RS I B R S B SR P B
W & E R MRS ESSH.

Wi RSed:, AUt . 20054E7 H 2201146 3 WA FIT 958 H SR 2 B E AR B
BTG, MEPAE R R AT R TAE. 201147 A MG & EHARA R, $8{E

[ 5 WA 2 AT 0T o BAEAR IR0 5 U UE SR 4 B k< (LOF) {5 T0HT WU A8 70 2 o 57 TR
PR G L AR WORT R [l R C B VR & RAIE SR B0 A < AR BT T T 37 e R BT ik G
Hpem

6. IR AR

Wit DB, BIERRRE . RE SRR B
FIEHSEE, BIERRRE . Eegn;

S, R

SROERSEE, BORR R SR,

EHERE, RS, Eer.

EIRN A Z B AR R %

5



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

=, EEHEA

(—) FEEFEE NN

1. ARG

AR HERATIRMD AR AE] (BURfRIAR “HERIT” D

WAL HMA: 19874 4 H 8 H

FENHbAE: RYITH R B OKIE 7088 54 i HRAT K E

AL PRI RS KIS 7088 547 i 4RAT KE

WA 252.20127C

FEARAN: TR

Tk MBS

B S HAE ST IE 24 5[2002]83 5

il 0755—83199084

fEH: 0755—83195201

PR E G B Tt N gk

2. R

AR AT AL T 1987 4 4 H 8 H, RFRE 5 — 5 56 4 B A lligs N Re i i ) 7 ol 4R
17, BATHRHERII. BBOLUASK, FHBEATREIAT T =08 %Y K, IFT 2002 4F 3 3
DiMRAT T 1544 AT, 4 9 HAE EAgprk (ls2AXis: 600036) , 2 [ 58— KH
H bros it bait B AR . 2006 4 9 H XRIIRAT T 2244 H %, 9 F 22 HAERHEIEAC AT
HMAE S (B2 3968) , 10 7 5 HATM H BulAiic e, HRATT 24244 H K. #
15,2016 4 3 H 31 H, ALH LT 5432 JifZ u N, SRk FHEARE R 13.91%,
LT RAREF 12.51%.

2002 4F 8 H, HFEMATROLIESFTE N, 20054F 8 A, AP EIEMSAE, F4 A8
WS, Tk EHEE. PREHESE. WEEEBEE. BREERE. el s=s
5 MRAEALE, P RT 60 A. 2002 4F 11 A, 2 E A RARAT R EIE I 2 S RAGHIE
SHEE ST, BN E N —FPAFZ IS ks L THRAT: 2003 4F 4 H, IE
GBS . HRERATEAFRE LS B iR 2 B ARAT, A IE R R A S IE
B IR REERE . AR T ERE (QRID | AEM S REESIEE . &R
Rt SEE . SRS E SR .

WREARATHISL IR, AT WIS SR W& Tt B5F&E” MITE
O E, ) “6S FRERAT” MR R, DL CRIPIEEDNLS . R E " s
i, AWAIHFE RG. RESFF=i: Rl R eHEE “M RS RITRS” - LS
ARG “6 07 FHE WS, H R RAMAFIEE SRR, FFIrE N g
BATMES, IR E A — R ES U= 8k, 88— R FOF. #—REFEH 41t

o



T I R R I i B A RIS B S S PN (2016 4EAP 2 KEHD

R B RS KL MR SR B4 T+1 2K, 56— AU
QDI %4, H—HAR ETF 4. H—H “1+N” BT B0, H—FK/NEMEETE
PR BB TOT fR4, SN ER— B IR S M A R T B B RS LA e A2, 193 1 R
UNTP

Gl FIERRE, AT R E B DI K. 2016 FHHRRAT IR Ak st B
FEER IR, Bk 6 AT E A EEES 29 K, i E R A SR ST E
AL 228.67 1270, SRENIEZR TR G RIAMIEH, FEE IR FBER 7 HEIH L%
i, REFLE RN 27.77 56, FIIEK 45.16%, FLAF 875440 8.45 12 t, FHIEEK
59.74%. 1ENAMBHEEESNH MLE = THREN, RIEY “SEE” AHKET

, WREAGEERSRE .. ERMEHETH SRR, ZBHRIK 2012 o E 4wl
[EF%] “TRAZBE” %, DU (M%) “PhEEERELWRIT” . 2016
6 HHBMRATRE (W) “rhEEERERITR”  BOyE A ME— ORI E IR ER
17247 “F8E 7 RAEEN (BT 2016 hEEREIHT “HE4mr- RalEE” .

(=) FZA RN

EESA, AMTEFK. HUTEDS, 2014 4 7 JRBERTESR, 5K, EEH
FEHARF TGN, SMKEEFEHEL WA+, SELHFN. HERERERA
K, TR ERERA R E R ER . RS0 A RA A K,
[ [H brifis R4 (RED R ARAFRERK, HEREEABBTEARAFAERK
R R RARE AR THUE A ERK . YR EZ s ERD BAFMERIE, &
U, Blat, HERERARARES. A,

M4, ARITATK. PUTHES, 2013 4F 5 HERAEEARITAT K. AMTHITEHSE . %
5 BHAG LE R A S PR 207, & U, 8T 2003 4F 7 A& 2013 4 5 A JifE L
EATRIT K, P EERRAT BT TR RYITT TR P EE AT R E
55 A AL T T AT K

TR, RATENTK. REARER, BIRFFTR. 1996 4 12 HIMAKRAT, e
MIPAT I A B FARE A, BT KB, BT, MEITITK, MEaEDT
AT K, BAT ARG, BATATKEVEE, 2008 4F 4 AERATAITREITK . HATHER
H bR PR A A #EFH K

LN, WHEATE MR A, KA, RARESEEANSHEHA
GUTBRBEAS . e (T B RO ARAT BRI AR 04T, R RAT, HERARAT IR 4
17, WNHEEEE., B8 TIE. 2002 4 9 HNBHEBHRITES, B RAT 2 AT 577
WA, MREH, DA, SEE NS ERE R R =R T
REZ—, HE 20 REBITERLITELWALR . EFE~MeHE . IRGRERIL.
T E B 3 P R R A SR R IR AN BT ORI & S 5 250

£

3

I
H
>

C



VR 2 [P 4 R T B VR A R S B R R SR U T (2016 4R 2 D
(=) HEEELFaERFRL
2 2016 4 6 H 30 H, HEMRATRMARAF RHEE 172 FOPREGES LB
R, FEE BTN 8.45 TTLTT AR

=\ MHRREIH

(=) FEE &L

1. H#HLH

B S EEARAR RAAF KM L2 5 6

R BT 430 X 20 K88 5 B i [ 4 b O FARAT K92

IpAMEE: BT ACE X 4 K IE8 S g [ SOV FARAT K92

FEARN: kA

g (021) 6864 9788

BERA: FRof

Pt AT LUE IS A A R W _EAE 5 R G BRARIE G 1Ty A H O R e m] S 5%
HARTE GG S A A TS A S . W EAZZ Mbk: http://www. xcfunds. com/.

2. HAREE LM

(1) FERRESHEFRAH

HEMHhE:  EHETT AR X O #1905 2 54822

Jrostihl: TR X R FH i 1955 3CHA 108%

PEARN: HSE

B 1f: 021-54509998

& E: 021-64385308

(2) J7RIEF A A PR A

PEREN: PR

TEMH AL N R X R L 1831875 K#H 4T 17438 (4301-4316/3)

IrAHNE: TTARE TN KL K15, 184 19 364 38, 39, 41, 42, 43, 44
"~

PR PR

G VRS R . 955758 E HAL A% HiLE M R A

THBFE e SR H . (020) 87555305

(3) AT SRl IR 55 A PR A 7]

Mk b B X P #6336 45 18075

Iposthk: IR R R 10045 G AN E BRT1 190

PEREN: oKE


http://www.xcfunds.com/

5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

B i&: 021-33323998

f& H: 021-33323993

R4 : fund. bundtrade. com

PR SS HLE . 400-820-2819

(4) WL [FETeiE: e EA R AR

M HbE: WL BUM T S P % 15 70 K E 903
IIAMHE: WA T G X SRR 75 L i 45 7 M el 2 5 2 i
PERRN: BRI

. 1f: 0571-88911818

& H: 0571-86800423

A AL www. 51fund. com

AR LG 4008-773-772

(5) EHERE TR E AR A7

Mtk hE (R BB SRR E R 53/E310%
Iroatidil: BT T X A B 658 5 25 A A 1%
POEARN: HOR

B if: 021-51507071

& H: 021-62990063

WI4k: http://www. 91fund. com. cn

AR LG : 4000-466-788

(6) AL b 2 R B WA R A

FENAE: A6 T EARH X PE KRR 15151616/ 1603
Tr Ak JE TR X PR R 15 1 5861621603
PoEMEN: HEi

B if: 010-65409010

Mdk: www. jimufund. com

% PUIRSS HAT: 400-068-1176

(1) BRFFEAKI & & B A TR A W

Tl BRI TR X AR 651053 -3491
INAMBYE: TN TTHGER X B ORTE ZR 15 O/ BR T g 55 1 244
PEAERN: HE

o iE: 020-89629021

£ H: 020-89629011

PdkE: www. yingmi. cn



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

% PSS LR 020-89629066
(8) AbHtEk IV & v B A IR A F
Al AL ST ERE X TP HAZSOH0 - 1008-1012
AL bR TERE X FHEEPHRESOH0 - 1008-1012
PERRAN: BRE
Hif: 010-59158281
fEH: 010-57569671
Ridk: www. qianjing. com
PR SS HLE: 400-893-6885
(9 4 L mEHR e E AR A A
AL HE R B HRSIRE XSS 5135 K22
Ipatdl: PE R B BRI XS 275 13 522
PERERAN: EER
Hiifi: 021-68783068
fEH: 021-20539999
MHk: www. zhengtongfunds. com
FHRETE: 400-820-1515
(10) %FK: FPHERIESHIEAG RAF
TR B T A AR DR R BT ) 52 5 1511701
IMAMEE: FRIN TR AR X R ER T A ra T ) 2 5 1 5 171701
FERRAN: FRE
Hiif: 0371-85518395
fEH.: 0371-85518397
P4ik: www. hgeepb. com
R AELE: 4000-555-671
(11 £FR: bR RAMR MR EEARA A
MR SRR TR XL B R 735503 %
IAME: LR AR X AN KA FR 65 5 E O D28 2
PEARN: e
B if: 010-58170949
Mk: www. shengshiview. com
R HIE: 400-8188-866
(12) &FR: oEEmE RS iy AHRAH
Ml AL E X AR AN 1 ST R T11TE



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

IMAMEE: BRI PRI X AR AN R G A I S T 13025

POERRN: EMH

Hiif: 010-62062880

fEH: 010-82057741

Miik: www. giandaojr. com

AR LT : 400-088-8080

(13) AR I 7T HREENARA R

AW PRYITT RS L X R L EE R A % 185 2R 5 B K E 18F

IRAMYE: RYITT R L X LA TE R SRR 185 AR T RH K 18F

FEARN: TR

HLiE: 0755-84034499

fEH: 0755-84034477

Mk: www. jfzinv. com

AR HELE: 400-950-0888

(14) Bigbli et E AR A F

VMl T I ARORT DXl X B 6 13335 148509 T

INAHbE:  EHETT AT X Rl K WA % 13335 14 4%

PEARN: FBIR

HLiE: 021-20665952

fEH: 021-22066653

Pk www. 1u. com

% RS LG 4008219031

HARA e WS I BUR B A DL RS BN Ja I R AT AR A o

BB N AT A O EE R, R S, PR A S SR AL B 65 A
SEARTE FRENN, IR AE.

() BidhLm

SRR BIRESEHARA R

M AR T AR X K IES S i E e OV SRR AT K92

IMAMEE: R TTRAGE X 4 K IES S g [ 4OV FARAT K92

PR KA

RS 400-6660066

PR AN @350

Fiif: 021-68649788

(=) AR WIS



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

E SRR pGVALE IR g

Ml TV AR DX 68 I A A R 0 198K
IRAHINE: T AT X AR P %68 5 A A R 0 198K
UG 0/ NER ER = -

S BB VE

Hifi: 021-31358666

3. 021-31358600

BRRN: INVE

(WY FHTHHEEM = 2 THIm 55 B

PR W AIKIE T R 2 T 55 CREpRE 8 B 1K)

P LTl A8 X R R WA 13185 B2 JRARAT K 61k
FRAMRE: IR B X W 5 20275 Al R i 25 4% 2 A T o 1 1A%
PoEREN: FSt

i if: 021-23238888

fEH: 021-23238800

BRRN: BEE

SGINEN . BESE. BER

M. EEKLAR
FWOHTEE IRl R I B R A RO R R

T, EEHRE
LT

75 ZEEHBHE BN
FEP AR PR S AT SE N, 0 R A L 57 L B M 40 (P31

. EZEKRRERE

I GBI B B RIFRaME e TR, SREARZERAT BRI (s
/N BME AR R A 28 o (R B e BT RIER) . R (B E AL R, T BUN
iy Alfi. AFE RATEE . PSR IR B R, ARG, TR
R BUTSCRFIESE . UESE O ARG S e IR N 2 e VPR i 9R) . R ml . e
Mg TH BUIE. BRI 5E DL R M IR I 2 SO VRS e 305 1 oA ik TR (2
T EIE M 2 A R -

10



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

IIE AR B E LA DUR SUVE S G Al i A, RSB AR BATE 2 A,
T DLKS N AL T

BEMBRRAH A Gy BRI ST MBIy 0% —95%; &Ry 2 BUIE
T AN B & B0 A 3%; FANEE 5 H HAAEFNBR IR 5L & A M = o)
TRIE<e e, 24 IR B B B B8 1 2010 H A — 48 DL I BUR B I LB & o AV T 2 4
BEPHFHE R 5%

WSRFEE I IZ L B EOR G AR, DAARTE IR A L g, ARk S R4 08 Y Bl e fi
iEIATE: 98

I\~ BRI T R
1. B E R
A FERE N EMA T IS ATIRGL . B BN Bk B 2B R LR BEA
WA TE I ST ER R, EFN AR — B R 555 i x ias
Henb b, ShAACTERGE IS [ AR A KRBT A TC B o E A 2 1) XU ) i
T JrEeRATER R 25t 5 R 1 8 0 [T 4R

2 MBS

TR IE R B e B Bt b, ARBE 4t | Bl N & | R RS Ay vk
P AR, ik el bR A AR R A G B LT AT 1Y
Kt ATlkgif. mlbiat, SE4E RSt BTN | N L rA Al
PP ZDTESR D) BB REEEE, JRE S W AT A A E K 24T 45 G BB
H, Tk AR R AN .

3y T s YA A 4 T

AIE SRR AT E MG S iinIAs:, 18 F TR0 7T & ARt 47
BR, HHATA SR

4y RARIATT . BUIESEH Y HEng

AT G AT BRI BT . BUIE AN H AR v [EE 2 70V ) G AT A 7= i

FE4 N TIE R TR, DR A Bt BOR AT HA B AR S 85T H bR A KL 4
TE B A DR T2 bk AR A A A L S0, DL IAGRE S H i, FE RS T T ) A
HEEFEN, 2 5RERNERTE, EERTHENRGEMERE, SCEH A AR
RiPE . MbAh, AEE G IR Ia R T 3 B okt i G T KA ER A RR [ L K ) 41 S R i 1
BT AR R RS LAHEAT A3 230 4

A3 G o FEAH SV A R BGIEE AT R B3 S, 503 Ul & WU,
KB o A S AT BUIE B IR, 8 7 X BGIE bR PRI IE F5 84T 56 A T BF 70 S A 1 ) 3
i b, AN RESE, EHBENEMER, el s NEME, WA

11



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

I

IIE AR B E LA DUR SCVF S G Al i A, RSB AR BT E T2 A,
AT UUR FLAN AN BB B, AR Tk < mT IR I BT SE T A S BB SRS, IR TR SR U P R
HAHRA T AT

i EE RSB

ARG KNG AEEAMED . —FIIRAT @ WA R (BUR) +3%, i, —FHIR
A7 58 W AR A AR o BN RARAT Al HF AT 0 SRR R — 28 B A B O HE A
e

T EE KRR RHE
I G RG T E, HAURE . S e T IE miin ke MG R A, KT
R

+—. EEHFHEWE CGREHID)

ARESEBNEF S MEFRIEARE SRR E L. RS HEMRREE K
TR, JEXT AR NS R AT 5 B AR A AN 1) B T

REFLE NIRRT MDA R ARRIEE S S RN E, T20165E4H20H 8% T A4
SEEH R B A SN, RIERZN B ERICH. * SRR B R
o

APLTTH A E I % E PR a1k 22201643 H 31 H »
1. Wt RS T HAH N

¥ i H &8 o) ob 4 R BE P I E A (%)
1| BaR#EE 23, 937, 562. 24| 1. 46
Hodpe R 23, 937, 562. 24 1. 46

2 | EDEW AR 1, 603, 293, 946. 14 97. 53
Hp: fiizz 1, 603, 293, 946. 14 97. 53

B RIS - -

3| &R - -
4| GRMATAE SR - -
5 | ENREERTE™ - .
o ST R £ SN IR B 4 i 5 7 - -

12



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

RATAE RS A& AT B

3,005, 226. 94

0.18

Hoph 537

13, 640, 310. 74

0.83

aif

1,643, 877, 046. 06

100. 00

2. A IR IAT I R BEE R B
2K

(e

17k

NfeE o) CE

{ﬁ"\

ERPHFE LB (%)

PN NI ON:: 4

PR N4

il gl

11, 657, 562. 24

0.72

U 3T R BOKAE RN

12, 280, 000. 00

0.76

R4

R AT

LB EREATEREOL

| & ™ @ Ol O ™

HAE ROl

—

F R BAEAE R

LBORR S5k
Rl

Lyl

AT AR 55 Ak 55

BEABETEAEANR 55k

IKA L ISR~ 3 it i B

R MRS BRI AR AR

e

PAM 2 TAE

b RE AT R

|l =W o T o Z2 =| O N Y

22
G

arit

23,937, 562. 24

1. 47

A IR % A SO o5 B G B 7 B LB RN HE e R 44 1B

ik

ng*/\

B (JBO

NReE O

B AP
LB (%)

600900

KL

1, 000, 000

12, 280, 000. 00

0.76

000651

AL R

499, 923

9, 608, 520. 06

0.59

000650

A= N2l

200, 000

1, 576, 000. 00

0.10

13




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

4 002791 IREH T4 3,973 149, 345. 07 0.01
5 002792 i S IE 3, 081 135, 440. 76 0.01
6 603861 Hz s 4, 056 96, 735. 60 0.01
7 300474 B 2, 467 48, 451. 88 -
8 603798 AR it 1, 590 22, 784. 70 -
9 603028 FAER 3,309 20, 284. 17 -
4, it IR A2 o3 77 it A R i R A &
- o 4 B E
5 i3 dn ARME o
LA (%)
1 [ K i 75 30, 552, 000. 00 1.88
2 P47 SR - -
3 LR 183, 332, 000. 00 11.28
Horbr: BURTE SR 183, 332, 000. 00 11.28
4 ki 77 307, 641, 519. 44 18.92
5 Al 5 A i % 75 820, 310, 000. 00 50. 46
6 rh SR 4 - -
7 CIE= 3 5,803, 426. 70 0. 36
8 [ b 77 B 255, 655, 000. 00 15.73
9 Hofh - -
10 | &iF 1, 603, 293, 946. 14 98. 62
5. R BIA F 2 SO AL o 2 4 B 7= 1 LA /N P R BT T 44 52 55 4% % B 40
i B A BT i
5 A gz 4 7R s (5 2 e o)
B L1 (%)
1 111592294 15 TPARAT CD117 2, 000, 000 196, 880, 000. 00 12.11
2 150213 15 [EJT 13 1, 000, 000 103, 260, 000. 00 6. 35
3 041553096 15 YT CPOO3 1, 000, 000 100, 300, 000. 00 6.17
4 150419 15 &% 19 800, 000 80, 072, 000. 00 4. 93
5 011699367 16 F5[E % SCP001 800, 000 79, 992, 000. 00 4.92
6. T BAR AL A SO o5 564 B8 7 B E /N HE P BT 148 B8 77 SCRFIE S 3008 B 48

ARSI AR T AR RFAT B SRS -

14




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

7. A5 IR 3 2 SO o < B 1B U RN HE e B T T4 B < R 4 B 4

AIEEAM IR AR AT EIR .

8. T AR AL N SOHMEL o 3 4 B 7 48 A9 R/ NHE P B8 T 44 BUIE$R 53 B 4

ARF A AR AR FFABULE .
9. T AR A G35 AR I 6252 5 15 L Ui ]
1) 0T ARSI e BT ) B ST B o A 40 2 BT 4
ARSI G ARG AR FFA B 0L
2) ARSI A BRI B AR B BOR

BB N AR 15T, DLBR e 0t R0 B A s B AT L5 H b e ASEEAE
JAR ST B A PR AR XU B A SR, BAEE S ORAEN H I, A2 RS T T3 N, AE R
JF, 2 5B BT IEEE, DU BB A G 1 R G M, BCE A G ISR aR e . A,
NI iR 3z FH AR ST SR b i G U ORCA0 F AEE [l KR ZL AR R DL N At s 1k

RS AEAT A 280 I 4
AR G AR A AHEAT IR DR AR R
10, R IR AR G 15 5 1) Bl 5 1 1258 2 1 0L Bt )
1) A i D 43 R UK
AR B P B A 85 [ i e A s
2) i S AR AR T 4 BB 1) [ 55 40 Bl 45 R0 2 B 4
ARG A AR KA E 0%
3) EN e LTl e e iy
AR F G BB AN B [ B e vt
11, HBHAIR S

1)) ARSI GBI A4 UE SR R RAT AR A PR AT

B —FENZBATFEDT. AT,

VA, SRR g ] H

2) AR SRR+ A2 SR, BOA AR B RUE 21 1 2 A BESR

3) FAt 55 748 %
¥ B &/ O
1 17 HARIE SR 207, 538. 36
2 IEWCIE 2597 K 1, 114, 279. 08
3 LS -
4 VA& PSS 12, 317, 494. 80
5 JRE S FR R 998. 50
6 oAt SYSCER -

15




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

Fe R

HoAt

aif

13, 640, 310. 74

4) R AR (14 4T IR PR m] A 57 2 B 4
AR AR AR AT AE T B T e 4 i 57
5) S AR BT 42 B S A A AT 52 B AR 0 14 15
WESZ IR A | SRS T EE | s RIS L
> i AR Ji SR AR B
s o) ELA1 (%) i
000651 (AL R 9, 608, 520. 06 0.59 | ZEX| B KT
603798 151 22, 784. 70 - | bR B
6) VU FNJR IR, #8355 20 i 5 i A8 o 448 e 9 1) 3 T2 R 5 1P REAEAE
%,
+=. E&plst

B P NR U LSBT L B 5 0 S 00 BRI Y 4 9 7 B AN RAIE R 4 —
B, AN A SO RE AR RIL. BT R, 358 78 H W e sk i R4 41
Bl AHH S U B . Rl S # 2 201643 H 31 H .

(=) FELMBFE KR 5 RIAML S R R EU R

SWOEZIRA A
HNES FE IR | E K | Mg | gk | OO @-@
©) FRAMEZ | WEIRZE RO | HEUREE K A5
@ HEE®D
20154F 6 A 29 H
F 20154 12 A 41.00% 3.49% 2.41% 0.01% 38.59% | 3.48%
31 H
20161 H 1H
201643 H 31| 0.71% 0.05% 1.12% 0.02% -0.41% | 0.03%
H
201546 H 29 H
ZE 2016 4E 3 H 31| 42.00% 2.88% 3.53% 0.01% 38.47% | 2.87%
H
SRR & B
i Bt BRI | K | SRt | WgktidE | O-G @-®
® RhrEZE | EIRGEREG | MR R bR
@ HEE®

16




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

=" VB IR AR | K | SR | WbgRtiE | O-G) @-@
® RIrEZE | NG RG) | MU R bR
) 1EZE@®
20154F 11 A 16 H
£ 20154F 12 A 31| 0.30% 0.05% 0.57% 0.01% -0.27% | 0.04%
H

22001166213% 1315;% 0.60% 0.05% 1.12% 0.02% -0.52% | 0.03%
20154F 11 A 16 H
£ 20163 H 31| 0.90% 0.05% 1.69% 0.01% -0.79% | 0.04%

H

(7)) e RTHF G K ER 5 A AR 2t 2 1 P s E S0 Ee

EHCRER S A

50.00%

EEERE A

ElE 325 Ly yma s

40.00% F

30.00% F

20000% F

10.00% |

0.00%

BZ-90-S|

9l-LL-Gl |

LE-E0-91

S HIERS B

17




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

2.00% [FWEHERE B AESEL R Tm
’ T

1.50%

1.00%

0.50%

0.00%

-050% © . |
n = .
A P :
N = :
o ) 5

L HEEAFESGEE ARG AR —F (KRS AR H N20155F6 H29H),
ARIEAT20154F 11 16 H i BEBRA 4

2. ARSI EH 201546 H29H £ 20154E12 29 H, 4 H 45 it % 7 it & Ee A5

FraARRk S G A FRME .

+=. BAMNK

(—) SF T2 (EPRIEE]
1. £4
D 4
2) BEEEE AE R

3) BRM AR RS

4) (FEEERD) LG ERESHLINE BHEE T

5) (EEERD) ARG SRS Mg AW AR o,

6) FEATERA AR

) GRS AR S T A

8) B ERATIC RIS A

9) FEHIK IR K 4R 9t

10) M E A CMEM (FEEERD) 205E, W EREU 31 3 HAR TR A .
2. FEEWMIHRT . HRERHER A

D HEEEHEAMEHE S

o
tit

L fm o be

0. 90% -+ H44ER KL
MO H BT A 2 5 B 2

18

ARG 1) P SR B — H B4 BT 7= 1A 0. 90%4F B ih 4. B H BRI INEWT R
X




5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

B — F A 4 9 1 (1
EEEmAR I, BHRTEGAAK, BAXH, SEGHRASES

TEA

B —205, mESIEE N T8 HESA TAE H A AEE G h— R I S 20 48 3

N, BEEEHANLHTFHDATEURES. HEEETHRE. REH BN 52 ik
LI SR, A HYITEE .
2) REIEANIFE %

AR HE G IFEE AT — H ARG B E 0. 20% 04 S R TH i . SR SR TH R

H=E X 0. 20%+ 44 K4

HAEE H R TR R ST o

BT — H (0 4 5 P il

REREREHIME, BHRUERAAR, A, @ESEENSESTEAN
ot —80Ua, HEESTTEANTIRA Y BEA T/EH AN IE ST = — RS, S4B
AL HEAERESRIRES . F@EEWRA . REH SR THU)BUETC & S A 1,
SCAT H AL .

3) MRS

AL GASTE S M AU B %5 2, BISIEG M Af 4 & IR 55 24 9 %25 0. 10%,
ARG BISHL S A B0 1 B A5 IR 55 A% T — H BIAR BUHE 4 B2 7 1 1 0. 10%4E B2 it-42. i
HITVEWTR :

H=E X 0. 10%-+ 44F K%

HABIHE S 0 BRF H LTS 0 A B I 2% 2

ENBIREE A BT — H 24 %7 1E

HWERSHFHIHE, BHRUTEGAAR, A, @ESEENSESIEEAN
B —305, HESFEE AN TIRHA B B TAE H AEES M= — i S48 e L,
HIEICHU AT S B BN, EEEHRALHHE AR SRS S. FiddkeEa. 1k
S H BAN R B TR I ST, B 2 A5 ) SCAS H SA

B L BSR4 10T A7, ARIEA RVER AR O E, 129
BRSNS, RS N NIE S S A

D UERK T R A IERIK P I R E RSN SESIE AN TTRE, B
7 AL — A H N RS ARSI = RIS, e I R AU R SCAHZ I 9
H, RSN T EES MO — A H R I5A TAE H T4, FEEFEE AR
PIVal i E

3v AFINEEEBIE R HIH

THIBE AN G B -

19



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

D HEEHENMIEEITE N BIR BT BUR 58 42 JEAT 355 T B0 37 S Bk 6 0 77 (1
K

2) FEEHAMEESILE NACE S B G s (o R MU L 2%

&
3) (FEEF) ARMERIAMHR T,
4) HARARYE A ORIE AN S A EIE M 2 AT RME AR IR B 2 R TH .

S E BN SIE NPT E 2, BRESEHIR, ReftE iR, EeiE
MR55 B, AT R BT A AR .

() SR PSIEE

AEEEEHNT2015F11H14H A A G I B E L4 F, H20155F11H 16 H A2 D
B4

AR O BT BARASANBIE . AJIE G 03 B AE £ 58 8 DA 5 R D ISP UG I
P AT, (EAF NSRS G h TR & R 55 2 10— SR G0 A BIRE: el
FEAEBETE N 5 H DI AN WSO A 28 B R D 2 o (B WA SR T 3 < W 77 o U S 0 4 i 55 2
1 —REE B B

AREEH PR RARBE . HFRCTERESEEENSAE, IR
To MIERSHERN, REEHATEARE CAESHIHFAABGEAHFLT, &5
BEIRE N, HIE RSB s I B S 0 B R B
=1k FERER 5, IR (F
53

i
yuj

—_

WA 2 0 B HO AR A 5, R B St T 2k 8 PN
PFIPE) HIRE AT -

ARGy BRIBIA B 5 2 R W1 N o :

() ARIEEATAR B H I IR I B . AL GBI B R I P . ASR
At I B AT 3B AR AE, ASINSEE I, EEMTAE S WIZHET . . Fid
ERIH

L <5 3 AU S (e Bl Y P Sk [ 3 < 0 F) ik < 00 A R, FE S Gty A A N T [
e A AU WAL -

() F B FBASA B

NP S AE LAk E SN

BB (Rl Ha 9l 2

20



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

Q)
M < 505 1.50%
50/7 <M <200/j 1.20%
200J7 <M <500/5 0.80%
M > 50077 100070/%E

GE: M: HIEEH; BA: Jo)
2. ARFEEAFBIER TR0

X RFSERFA /0 T 7 B B4 58 NSCICAMIC T 1.5% K JBE [] 2, %o R Rp A /0 T30 H i
BB NBANMIR T-0. 7500 1) 182 (1] 3%, HfoRe _E b 8 0] % A v ANk 7 W45 8455 A 910
T3 H I NG T0.5% AL [ 2%, FREAMIG T IBE[A] 5% S A (1 75% T A FE 0 775
XHFFEEFRFAT A D T34 A A F64 3 BB NG T0.5% ) IBe 11 5%, A5 ARk
(] 2% SIS0% TH AR &7 XHFFEERFAT A D T6 N H BTN, KAV T8 2] 2 40
125% TF N JE G0 7 HoAR FH 1 SO0 2 A0 At b BE R P8 3 . FLAR IS ] 3 e 45 4y 2
e

FREERFA Y] (YD g ] B
Y<TK 1.50%
TR<Y<30K 0.75%
30K <Y<6/H 0.50%
Y=61H 0

E: 61 H8180K;

AT S AR FGE B 1 RE 0] 9 R AU RSB, VELA A =] 12015557 H 27 H AR 1 (5%
TAF WH 28 [ml 3 R BC ELR & RUE SRk ST R (R 3 R LSS A ) .

(=) [FRr #BRA 4
1. AIEEBIRAHA I B -

2 ARHE GBI IS [0 B AR

FRELFFAT ] (YD 2 ] B 2

Y<30K 0.50%

21



5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

Y =30k 0

X RREFAT 1/ T30 H A5 5 ANMSUIAMIG T-0.5% I8z [m] 9%, JFH b ik I8z [m] 9% A i H A\
g,

3. HEHER

R
pa:

AR BIIL G0 BB A5 IR 55 B 9 R 08 0.10%.. AT B ISHE A7 A1 1) 4 45 ik 55 9%
FZHT— HBI AL G 5™ 1 E 1 0.10%EE 25142

g EHNT UHEASE BOEEEMRE LT, #0052 e 0 2% NS G W i L], R
THASEEIV ™ 188 70 I SR B PR Hfhin B L 9%

4. FE AT DER G & R 20 € HIVE B B 2 R sl 3t 5 3, RSB N T3 i 2%
el At H TR (fF B INE) AT RIUEE TR E BN Bt

5. B BN AT AEANE SR AU E S 2k 5 A R 24058 S ] T AR B T 1 D
S TR, BRSO e AN I T AR e e S B . R (eI s, 1%
MM R TER BT L EFEG, A FA AT LOE 2RI 4 i 2% AR [A] 9% 2% .

pR LR SRR EL gL
A SEHNRIE (PRI EIEF RS « (AIFSERIEF R &is
TEEEIE)  (BURERR “IBEINE” D . GERRBRESHEEEIMNE) o GEFRHRRE
HEE B IWEEHINEG) MILEH IRIEREMIEOR, 258 AT S8 B AL & S0
BB RES), W R (EWOHTEE Rl iR A B IR A BRI B R e ) T TR
B EEECHFN AL
Lo AfE “HEEGRRT oy, BB T ARSI A A R AR H .
2 fE By RRGEENT BRSO CEZANRFOT B, B AR A
o
3. fE “EENUERIy EEFCENT Wy, HOE U IE AR RE R
4 AE SRR ASRHRSSHLI T For, ARAE SRR SN ELAS ML AT B A LA AT DR AS
ST TR
5. R “EREUE RGN Wy, P RERBASIE NN, REHEE
201643 H31H,
6. fE D REErnkE” #or, B Dz AR, Sk £ 20164E3 7 31

T fE TR XSO NS W, EH T W ELZS RS M
KA, MR 7SO RE R 52

22


file:///E:/jjgg/AppData/Local/Documents%20and%20Settings/qiana/My%20Documents/我接收到的文件/光大保德信红利基金招募说明书更新更改说明.xls%23RANGE!_Toc123031258%23RANGE!_Toc123031258

5 R 2 IRl R C B A IR R S S SR O B L (2016 SE 55 2 CEHD

8. fE “EE ATl HARNPIEEFIU H, PEE T H20155E 12 30 H PR A
FEHIHR A

EI RS E G R AR
2016 £ 8 H 12 H

23



