BRI REMEE 2016 S5EF FREHE

R REREENISHBES
2016 FHFEREHE

il
s

HEEEN: BLESEEAGRAT
EEFREN: FERLBRITROFRAF
EHH®: 20164E8 A 27T H

§1 EERR

HEEHAMEES ., HRRIEARS R EAFERBOCE. RS IERIR a8 E KR,
TR H AR BB SEE L R PR SE R AR AN ) SO VA ST . AR e AL
ERETEE, HHEFKER,

FESFEE NP ERMRAT I A IR A AR ATE S S e, T 2016 428 H 24 HERK T A
Wl R I S e bR . AR FEHTCEDL. WESTHRE . BRAGIMESNE, RIEEZ
WAENEEREICHE. R PUERRR B R .

He 4 B AR LA SIS L R BT SR N BRI P R 4 B, (HANGRIERE & — 2 B A

SRS ARR AR R . BEVTH MR, $E5E 3 TEE BT SR A R4 b 52 A
FE G E S UL S

AR RS B AR RIS IESC, B AR TR VEA A 2T, DR R A FER A IR

ARG P & BORER G E T

AREWIE 2016 45 1 A 1 HAZE 2016 46 H 30 Hik.,



BRI REMEE 2016 S5EF FREHE

§2 H&EMN

2.1 BREERFER

S ALY S S LR R VA I S AR S 4% B A 4

A lE s St ST LR IRV I

He TR 000082

e A (i LTI

HEAFARMH 201345 H 28 H

REEEHA OIS E A R A F

EEHEAN Hh LRV ARAT B4 A PR A

i 5 WK 4 A AU 609, 148, 192. 88 {7

B s B RAFEE A€

2.2 &R

7 Hbs A FEGAE TR S T4 T, 3R
I S T 37~ 3L B PR A 4, T SR 4 % 7 1) K 1
1A .

LR SRS A W A AR FEA v T TG S SR S AR TR T 9 117 Al
b, DABESREEE T K IAME N AR, R “BTF
([T i Pvivk> 3.2 7/ vid o P G DU o R T M Ei [N - pvietas
I S IR PR R R S I A S, R A iz
ATARDL, BHAS TR RSB HINC & L], X3 5mIk
HETEM

Ak G LA S v MSCT Fh [ A BFEHi 25 F-*x95%+HARAT 1% WA A R (B
JG) *5%

PARS AL 2 AR5 41E AIEG MRS, ARSRE T RSN e
MRS 4 P, RO USS AN U 2 = TR S
L. Gl E NI mTigits.

23 EEEEAMEESITEEAN

gE| REEEFHEAN BEEHREAN
AR ISR AT H LAV ARAT B A A R A )
4 G ECEN E
FEREPEFENTTN | BERHIE (010) 65215588 (010) 66060069
BT HE4A service@jsfund. cn tgxxpl@abchina. com
% P IR B 400-600-8800 95599
fE 3 (010) 65182266 (010) 68121816

ﬁ;
N
b=l
b
N
b=l




BRI REMEE 2016 S5EF FREHE

24 5 BHEE RN
B I S R RS I S N LR http://www. jsfund. cn
DA k-
FEG P R A B Hh A e M E T 8 S48 KJE 8 E 7 S 44
A BRA A
§3 FTEMESHEHRNESRERN
3.1 FESTHEEERM &5

SRURAL: NITIT

3.1.1 HAMIEEE R AR AW (201641 H1H - 20164£6 H30H )

AHA O S A 7 -21, 490, 415. 74
A IR -16, 045, 102. 99
ISV 353 4 4y 29 AS S0 R -0. 0703
A INBCT- 075 A 2R -5. 26%
AIRFE A B EIE K -10. 44%

3.1.2 AR AR bR WEHIR (2006 %26 H 30 H )

FAFR AT (i B A 51, 401, 258. 60
HAZR ] 43 10 35 4 1 %R 0. 0844
MR I & %= e 660, 549, 451. 48
AR S mBRE 1. 084
3.1.3 iR TER AR (2016 4F6 H30H )

e B rHHEIE KR 66. 93%
E: (D AT SeH SR S AR BN &I HARN CREA R EZR S )
FIBRAH SO H G R 80,  ARARE VA Cse Bl e in B AR A oA shii s (2) RidsE4

W SRR AR A AW 5 3 e i % 2 A, v\ 2 R Bl et KT ZAR T I 9 80y
(3) JASR AT 73 BOA R F R B 7 A7 T mh R 20 O A 5 2R 23 BE R i L Se BB 7 (R A

3.2 SR ERI
3.2.1 BN AR KR KI5 F LSt B R i 2 28 1 Lt
BB @ﬁ#@ ﬂﬁ%ﬁ Q%mﬁ%
B B i 22D %ﬁ%% FEHEN S @&ﬁ%ﬁ O—® @—@
HEZQ :3€) HEZ®
E—1H 2. 55% 1. 16% 0.97% 1. 05% 1. 58% 0. 11%
ik ="H 2. 98% 1. 23% -1.73% 1. 11% 4. 71% 0. 12%
i ENAH -10. 44% 2.03% | —16.70% 1. 94% 6. 26% 0. 09%
£ -17.07% 2.40% | —29.88% 2. 29% 12. 81% 0. 11%

%3 $£23 W




BRI REMEE 2016 S5EF FREHE

JU I B 69. 65% 1. 75% 42. 81% 1.77% 26. 84% =0. 02%

HEEER

Nk T A 66. 93% 1. 72% 22. 34% 1.77% 44. 59% =0. 05%
X 7

e AT GBI #E: MSCT T E A IAREU A Z+95%HRAT IR IAF M2 (BU5) *5%

MSCT H [ A B0 BEAR I R S A B 7] (MSCT) Gl (1, "B MREAE [ T R i MIE S 117
%, LA BRSIEIE AR ERGEBUR A . MSCT P E A BAES R AR E . ARk, 15
Bt kB s EEREERr R BER U K e b E A SBT3 B R R i .
ARFE G (L SR HOL A A SR AC 5 AT UL, R U R

Benchmark (0)=1000

Return (t)=95% X MSCT H[E A AEH % (t) + 5% X AT G WIAF 308 5 ) %
Benchmark (t) =(1+Return (t)) XBenchmark (t-1)

Hrt=1,2,3, -

3.2.2 RS A FENURES OB R THHEE KRS &5 RS R Ak
mRAF KR

ﬁiﬂ%ﬂﬁ%%ﬁ%ﬁﬁﬁ%ﬂﬁ%ﬂﬁ;ﬁM%%ﬁwﬁ%%ﬁﬁﬁmwﬂﬁ

0150337 | | --tmmm e T
L TN L L8~ T [T [ AU N

FO1E-01-05 - |- mmmmmmmdmmmm e e e

s 1= 0 N u | [ A S

2016-06-21

201412-00 -t T

™
o
-~
=
™
o
o
™

2013-05-28
2013-07-23

|
B
e
-]
=
X
z

R
Bl 5 TR R SR 2 e B R THAHEL I I 3R 5 R L S b e v a5 11 D S 3500) EL ]

i

A TR R DO B — ST B MR i |

4 7 $£23 W



BRI REMEE 2016 S5EF FREHE

(2013 45 H 28 HZ 2016 4 6 H 30 H)
e RS EFEAHESF R BNZE, ARGHEEERAENHE 6 MPHANERH, Eailisl
RN ARG RA TG LI EREGH B+ = () REEEM (U) RHERH” 17a
RELIGE o

§4 BEARSE

4.1 HEEHEANREGZEFR

411 BEEBRARREHBESNER

REGEIMN NG LEESERWARAR, WAL 1999 43 A 25 H, 24 EHIF Sk
S MESE AR —, RPIIETESEIAR . AR R, AFRLSHREILR,
FERYN B BN 8 et WML A AR AFRERA E A E AL RIS
EETTOE R QDT 5 Bt L 45 WA

#2016 4 6 H 30 H, H4&EHAILER 2 NSRRI S . 93 RAFBEIER%
By, BAOFEZSCEMMES A, S50, BEERKIERE. SRS, ZNRER
H FEEATR FEEMBSIEATIIRE . R AIRE . LM, FSEYA 300 ETF Bk
(LOF). F&SLEffifiids. L FBIREG . FISRIKIRE . s E R EIRA (QDID., 35k
IAGIRIRS . FL L IO 5 LRMUBTRIRS . 3 SLRHRR G 55 S 50 Fa 40 (LOF),
FMEMRARS . LR B R 3558 HRFE% (QDIT-LOF). &L @sh iR Fa5L
ZRF R RIS . FEIRIEIE A 120ETF, 5% SEVRUEFEATH 120ETF Bz, 5%
S (QDIT-FOF-LOF). FESAEHfids. s IiitiR G . ez 0lim. 2L f) 400ETF,
FELHE] 400 BEEE. FESCYR 300ETF. FESLMRACLLANR G . F2S0aERp ™ (QDID). 5 SEHE
7 ORGIFE SRR e WG FESRAfIfiE . R SR AL G R (LOF). FEsE
iE 500ETF. 35S sim (s @ W10 . 5252l 500ETF Bede. 329z iE Fp 3 E 57 BTF. 32s2hif4:
AT ETF BeHe . 5% sEF i gifii e {6i0r. 2 Pl /RIE IR . 3 SEWnE = e s 7
R E KT (QDID). FZSEF MR E MG B FEaEHE . M lis gz,
T AR R SRS B R Ay FESLE A/BL BESNEMIE R, 2L 1 MHEM G, EIEERE
M. LRSS FEHEFERM. FIMEREHIFBOR G FhiEEZ A ETF,
PR F B B BTF, 20l &l BTF, 5252 3 A B 227 (RS, 555K
PO BSOS . BESRUPIR 300 FREWE A AR BRI SRS R I B ST AL AR

N

]

W

%5 W $£23 W



BRI REMEE 2016 S5EF FREHE

R

T SR BB

S ARRE MBS 35 S ek i

T:Bi

PETSN

SO IRBI M TR . 35K

U TR BT 3 SERHLIER A A SR SRS ISR . 3 SEhiE &Rl ™ ETF Bfe. Fas
WOl RUR A BRI E R BOHE HRBCE . B SMRRIRIEE . BB KR & s
REIR ISR . FSEMEIRE . FSEENRG . Fciamalififide. Ffartaififize. 5k
MHESRE. FLPRERE. FilaBdiRe. FOpBmiRs. ZRbin. mufadal
fifii s BRSSP HEARNE IR . A SRR iy . b SE IR . FESAR R O A5 SE g 3
R A G 8 T 57 Se vl Ry 4, RN, FEEZANREERIEES, MFEE, FrEd &
PR A

412 BE&EE (BESEEPNE) RESZHEBEE N

EARENESZE (B |
4 n% W EZN T
{EHRH # EAEH TR
ARESE, Bk
e % IR 28 5K
W 2 R A gt 4. 2005 45 7 F
ERS S ORLIE MANGEIE S, TEATI
o Rl iR A, | 2013 45 A | 10 4 WEITO . e wt 7o 4l
322U 300 | 28 H &, 2011 43 HEAH
& BT 50 14 e ERmEl el . A
st ST, ST, o E EEE .
ARl
il
KLy FESK MR K IE S AR A
4 %F IR 28 5K IR 7 S W AN =14
& S HAVR A ST L ., EEeER
. %i%ﬁ%ﬂzm4$5ﬂ B, G TSR
XI5 16 I OR H o 15 H 10 4F %é%# %Jm%?m
R 7 H I SE A4 B TR
SRR A7EWXE$ M
AR A 3 7. A TAE. L, A
ErA ALt R S N4y
W (D RESmkmrTIRH R ARSRE S GRAERC H, EEefmxl i H HEA

AR RE R A~ ZH

MHIRHE: (3) 2016 %E 7 H 27 H, A%
I, sk 4 X Se E AT AL 4

#

(2) AEFF AL SGEAATIE 2 GIEFR Al LN A BEAR A B INE D 1Y

SEHNEA T3 L TR R S A AT
A, MR T L LA GRS .

o
=

F
N
Y
=




BRI REMEE 2016 S5EF FREHE

4.2 BEANRE A A SIEE MR TS B3

WEHIAN, ARGERNHEENG T QEFE). QEFRBEHESE) IARRERR. (5
SR FURT R SR AU A4 R S R S A M) RIAAR SRR, AB WSS B
SRS BEAIE YR g 087, AR /AR I I RS A At b, 9k S aitii A N R B 2t .
AIEEIEEE BTG A RF RN & & R ME N L15E , TehiF 3 & A A AN AT .

4.3 BEAXRE A AP 580K
4.3.1 AR 5 EKIBATEN

WEHA, REEHNHEITIEE S QEFREESEIRA R AP SHERTEL) M
WAV NIBAFAE G RE, BB SR BB B BRI MO SR, JRERI R AR B
SR VUM S $5 58 SR SR T A AT L2 s 383 5838 58 5 v B N 2% 2858 5 I 2 P28 Sy AT 4
PRSI FRE R GE, BOR AT S IR SEEL; I 1T RGO TS5y it

ITHEMEE, PR E N E RO RS .

4.32 REZ HIT AR TN

WEWIN, AFRETIAREHAES 5L AN E T, FH RS 5 B )
WUAE Gy eI IS 2 H S &1 5% I, Aih 1k, A N HASIIRE AR TR R 2, 5 H AL
MERERINAZ S, AMEER S fHEAT .

4.4 BRI A E S R SR AL SR L U A

4.4.1 REWAZEEBFE KRB IES T
2016 4 _F2RAE, A T BRI RIZY, R R RS, AR I
PR SR ATHT, 2 N R OO AR P06 0 T80 LA A S e LR P 5 48 O PR F IS, T3 5 58 K
W (w4 B 2 R B, TR N, BREEECK. BEJS, TR AL E IR ST, AR
S AL EHAE K. BREEIRRI0 TSN, —J71, 7 MARER ST T8 i (M LA 2R T
i 5 Y T 20 000 DA B N, B T 2 1 52 R 5 0 17 E b 20 7 438 38 U B 47 P 25035, 170 5% — 7 T
FOR FEAB TSN P B T T — e (S, A9 T BRSO RS, 7RI A
MBS AIEETIE, R SRR, DIOR R I R AR bR . AT AR T, R e LA B
AT R BV, TR AT A TR E A R, RBUEXT R, SR, f%s5
B LT KRG IZ W I AE S SR . B OB, 4RAT . A O BT RIS R, AL 2
ML BRI A2 B S0 A5 AT I B AR B K
ARSI AR AT I OB A AW A R AL, R RRIT B R T R AN At

7O $£23 W



BRI REMEE 2016 S5EF FREHE

THNE, IR OALRERAE 85%LL L, ATl g BS FEAEME LA B AE BN N, R T Al N R
SR AT T A3 B AR 2R A SR IR AL a R ) B 7 3K

442 REPHAESHSRI
BB ARG ARARIE S M AE N 1. 084 Ju; A E AR S A0 A E G % N-10. 44%, Mk &5
Eb e SRR 25 R 16, T0%.

4.5 BEAXNEMES . IEFWHIATWESKRERE

WL T —FEERIEER RS, AR ERE, Fr, #8E LR,
ToV8 A T 3 AR B AR A ARSI Bl 3 1) CLFREAR S P S BUIR KT, 7 T3 AR A A B D 12
ICPFHAARPE LT, ARBBIRAR] T 1737 R GNE RS RS U SR 10 62 T BORIK I A7 1L,
IR AR AT BN, FATHUI TS R e A R, AN E R AR MIZET—H
fAAE, DL, Wi BEE R4 A T IREICEER B, R T R4E, it TREG MRS
PR Rz, R RKIH, BUHRBEA BN AT 00, RN 2 il g i veAT
T P D05 s

HAARAE E, ARG R EAEAT L A PERIREZE A s B R 0BRGN B B sems, /140
FEA B8 5 2 R A -

4.6 BEEANREHAZEMAHERFEFRHI VA

WA, ARIEGEHN T (e tHEND). GEFRBR G2 T RZEL 515D L
L ERER SR ME NG S RMLE, HEMEhEeE N SEReEN - FT, Ee
WA R TN SE RN ER, S@RETEARRIEREHEEEEARI A AR, F
HANEEARAG (E R A% SR S 2K H R R AT

AEEGEMANBOMET LR, RAMBERE. 5. 188, NEEH, SIS
MG NAE, AT TR SRS EE N GER ANEE ST EA LT
REAAMIR TAE AP A, BUER a1 ot NN SR e B, (ER R, e
SHE R W a2l HAN ANIEE HFEAAENSS; 25 M ERRE ST Z MATEAEAE AT R
Mo SAEMARNI R B IRIREFAZ S P, P EIER LA TA RSUEA R, &+
REGCEICE T AT, PUEREH R 7 UL EIESR R R 5

I

pai

4.7 BB E A EESFE S ECIE LR U
ARSI EFHANT 2016 4 5 A 27 HEA (F& L7l RIER AN 5 R 4 2016

FE IR BN Y, W DEEEBEH N 2015 45 H 20 H, & 10 43S 05 K BN &40 5
%8 W $£23 W



BRI REMEE 2016 S5EF FREHE

5.5470 7o, HARS WA “6. 4. 11 FESACNE DL AL S ICa 70 BT B HE LA HLE A1

HEEFRPAHRLE .

4.8 |EYNEBEANERERA NHERE S F = #ETEE T 13
o

§5 EANRE

5.1 RGN AREESTEE B FEH 0 HE T

FEFEEARIEG NS R, AREEEGFEE A EARART A G R A J ks (GER B RS
VEY MHOEEERRE UL RS S ) FEE A E, ARSI SN — 5 R e
HRAT 2016 4£ 1 H 1 HZE 2016 4F 6 H 30 HAEEEMITHEIE, 47 TIAE. Mori it
FRAZE SIS, INEBAT THEE AN LS5, 1A WL B E RS8R E AR 3 117K

e

5.2 FHEE A RGN A R SRR BEENTRE . #ETHE. FEIIESH KA

AIEENNN, LB HARAREAEENRTE, BE0MER T R0
TR IS [P A% (R TS < BRI SRR 7 MO A% Rl AL, ANAFAEIRE e 0 B A A 2 f
170 FEREIIN, ERGEST T GEFRRRIEEEE) SAREEAMN, B8BTS IEH%

IS G G R 1 E HEAT

5.3 BB ANELERREPMFFEEFARREE. EFHNSERARRRL

AIENAN, Gk e EHA WA A IE BIREFFA G QRS BT
) KFAMARSIE AR AORUE ,  J e BN i ot 1 R0 5 (R0 AR T -~ 5 AR 35 v RO 5548
FERDL W ROl WSt is . R4 aiE G 8L, #Em. 2%, RRIAH
FREE R A AT

§ 6 FEEMFTHRE CREHFTH)

6.1 B ARE
S AR 32 S TR RV EE AR R A 4
WE#IEH: 2016 426 H 30 H

AL NI
o KR FEEER
B S 2016 4 6 H 30 H 2015 4% 12 A 31 A

%9 $£23 W



BRI REMEE 2016 S5EF FREHE

B
WATAEK 6.4.7.1 39, 056, 014. 52 48, 318, 561. 23
SiE A& 3,570, 232. 99 244, 856. 05
17 HARIE 4 243, 327.97 239, 899. 27
TGy A e 6.4.7.2 580, 642, 237. 42 292, 526, 443. 17
Horpre SR 580, 642, 237. 42 292, 526, 443. 17
FewT - -
figr 4 Bt - -
PR SRR - -
iRl L - -
T AE S B 6.4.7.3 - -
SENIR A Gl 6.4.7.4 40, 000, 000. 00 -
JREACIE 777 S K 11, 121. 27 1, 115, 205. 04
MRS eRIDSS 6.4.7.5 15, 597. 39 17, 996. 74
IMEcdiveil] - -
JNEUAT I 3 257, 982. 27 73,619. 79
18 JE TS 5 7 - -
HoAt 557 6.4.7.6 - -
Zr= it 663, 796, 513. 83 342, 536, 581. 29
SMRFARRG | WS AR Eerbe
2016 4£ 6 A 30 H 20154 12 H 31 H
AR
SR - -
32 5y M A A f5 - -
17 2B 4 Rl 67 f5 6.4.7.3 - -
St [ ) 4 b 9% 7= K - -
R ASFIE 2597 S K - 830, 472. 81
7 ASF R [ 3K 1, 746, 950. 80 8,474, 015. 82
A N R T 798, 806. 72 296, 990. 12
AT 9% 133, 134. 44 49, 498. 34
AT B i 55 2 - -
AT AE 5 B 6.4.7.7 408, 807. 51 224, 192. 92
A A - -
JREASS ) JEL - -
JREAS ) - -
18 JE TS 47 5 - -
HoAs A7 53 6.4.7.8 159, 362. 88 211, 286. 27
ffii &t 3, 247, 062. 35 10, 086, 456. 28
iR e :
S S 6.4.7.9 609, 148, 192. 88 178, 316, 364. 87
A A 6.4.7.10 51, 401, 258. 60 154, 133, 760. 14
R & k=nns 660, 549, 451. 48 332, 450, 125. 01
ST A & B ST 663, 796, 513. 83 342, 536, 581. 29
¥ 10 B 4L 23 W




BRI REMEE 2016 S5EF FREHE

M R #EUEH 2016 56 30 H, EGEITE 1. 084 7o, FEem#iUE AT 609, 148, 192. 88 £

6.2 FliER
St AR BRSO SRR A SRR SR e 4
AR 2016 4FE 1 A 1 HE 2016 46 H 30 H

Hhr: ARt

A3 AERETT R

W H MES 20161 A1 HZE 20051 A1 HZE

2016 4£ 6 A 30 H 201546 A 30 H
—. A -12, 328, 923. 83 111, 877, 784. 33
LAEWAN 217, 069. 86 162, 420. 84
Hrp: fFECREIRN 6.4.7.11 205, 948. 59 153, 531. 95
eI SUTON - -
PP SRR AR RN - -
SENRE SR =N 11, 121. 27 8, 888. 89
FAREYN - -
2B U AR -18, 150, 984. 28 117, 064, 426. 43
Horprs RERTEIE 6.4.7.12 -21, 145, 223. 03 115, 408, 097. 05
A Gt - -
iz vt st 6.4.7.13 - -
PSRRI T i - -
ikl e (&l - -
frd LRIk 6.4.7.14 - -
JEE U 2 6.4.7.15 2,994, 238. 75 1, 656, 329. 38
3. FUME A BN & 6.4.7.16 5,445, 312. 75 -6, 137, 544. 54
43 e - -
5. = ARUN 6.4.7.17 159, 677. 84 788, 481. 60
W = BAH 3,716,179. 16 3,634, 432. 71
1. AR 2, 310, 148. 60 2, 038, 240. 29
2. FEER 385, 024. 75 339, 706. 68
3. HEMRS - -
4. oA 6.4.7.18 905, 392. 70 1,061, 231. 86
5. FLESCH - -
Horbre S R0 4 Rl r= S - -
6. HoAth o H 6.4.7.19 115,613. 11 195, 253. 88
=. AEEH 16, 045, 102. 99 108, 243, 351. 62
W TR - -
9. &FE 16, 045, 102. 99 108, 243, 351. 62

% 11 1 23 T



BRI REMEE 2016 S5EF FREHE

6.3 TEEM I (EE&HE) RIHIR

S BB TR R

SEANIESF IR B

ARER: 201641 H 1 HE 2016 4 6 A 30 H
A NRMIT
AH
201641 H 1 HE 2016 4£6 A 30 H
TiH
s & AR AHEEFE I ERER &
— MW T E A (3 178, 316, 364. 87 154, 133, 760. 14 332, 450, 125. 01
SE)

NN 2= ST Pt o
% g AR s B OF
JIRED

-16, 045, 102. 99

-16, 045, 102. 99

= RSB S
PR A s A

430, 831, 828. 01

261,799, 371. 16

692, 631, 199. 17

Horpre 1EE K

529, 614, 699. 03

301, 767, 434. 46

831, 382, 133. 49

2. kI8 Al K

-98, 782, 871. 02

-39, 968, 063. 30

-138, 750, 934. 32

VU A 300 7 ik < 0 AT

-348, 486, 769. 71

-348, 486, 769. 71

A N ECAE P2 AR i
A S
F IR A BB (i 609, 148, 192. 88 51, 401, 258. 60 660, 549, 451. 48
S HED
A REET AR
201541 5 1 HE 201556 A 30 H
IH

el S R4y BeFE PR ER A
— . WA AR A 152, 523, 606. 21 63, 231, 092. 25 215, 754, 698. 46
S HED

L RWEE s
(K2 G E AR B L OF
AL

108, 243, 351. 62

108, 243, 351. 62

= AWEE B S
7 R AR B

—53, 776, 152. 19

—71, 476, 225. 60

—-125, 252, 377. 79

b 1EEG HRIWER

312, 249, 106. 60

241, 859, 122. 79

554, 108, 229. 39

2. FEL 8 Al 3k

—366, 025, 258. 79

-313, 335, 348. 39

-679, 360, 607. 18

DL A I e
5 N IR 7 2 5
o iB A

o IR H RS (5
SEAFED

98, 747, 454. 02

99, 998, 218. 27

198, 745, 672. 29

AR BHE A 55 1R LR 7)o

b
~
=
P

p=t




BRI REMEE 2016 S5EF FREHE

A 6.1 £ 6.4 WS FIIITNEE:

XL Ta I
HEFHANMTA FESTTEATIA RIS PN
6.4 |REME

6.4.1 AREJFIRAKSUHBOR. it SR —FEEREH B3 A
ARG IR RIS BOR . S it 5 800 — AR A — 5.

6.4.2 ZHEIERIHHA
ARFE G AR WITEA U I () £ T 2R T I

6.4.3 REXH KRR

6.4.3.1 1 & HIFF AR 4% 1] 50 R BRHA B RFIFH R RIKRBOT KA IE G
AR A A ) S R B A KR T 50 R R R IR TT R R AR A

6.4.3.2 AR EREE S RAERBERZ 5 K& RET

KI5 A4 FK S5ARENRR

EEHEARAA SN FESIEMPEICHI . SR

¢IKﬂ%ﬁ%PﬁﬂA7(“¢lﬁﬂ REtE N HeUHILEY
AT )

6.4.4 A EH K FEEW HHR KRBT 5
IR ST AL Gy I AE IE H W 55 Y R P 4% — A R ML 2R KT S

6.4.4.1 BT R Z BT &
AW (2016 1 H 1 HE 2016 4 6 A 30 H) K FAEEEATHCHIE (2015 4£ 1 H 1 HE 2015

H6 H 30 H), AR REKTTAZ 5 BITHATZ S

6.4.4.2 =BT EN
6.4.4.2.1 E&EHH
iz NRme

5 5 ZM6$1H£iEQM6$6H LA BRI AR

> a0 1 20154E1 4 1 H &20154E6 430 H
2 R A ) 3 g NS A 2,310, 148. 60 2,038, 240. 29
[ 2 9
Hodr: SUAHHENI % 222, 336. 04 389, 675. 11
Vak Eiaksiq

13 T 23 W



BRI REMEE 2016 S5EF FREHE

TEe ORGP G5 S 5 B IR A =) (0 BRI T — R B B0 1 5% EE 2 30t

17, ZHRESA K, #%H T HirEA08: HEH AR =70 LB EE X 1. 5%
/ HEFEREL
6.4.4.2.2 EIEE R
Bpz: NRmoc

BiA A AT A R

> 20164E1 H1H E20164E6 H30H | 201551 H 1H £20158630H
2 A ) 3 g NS A 385, 024. 75 339, 706. 68
ML o

TE: SRR EIEE N EARRAT (L8 LA H 2G50 E 0. 26% )4 S 112, 1B H R
rEBA AR, A KR AF 0y HIEE R =1— H e85 H X 0. 25% / 4 REL
6.4.4.3 55K #EAT AT A ML T 35 5 35 (2 [E119) 32 5

A (2006 1 H 1 HE 2016 £ 6 H 30 H) K ELAFEERTLHE (20156 %1 H 1 HE 20154 6
H 30 H), AIEARSRBETHHATERAT R FENY I 6T (FRIE) 22 5 .

6.4.4.4 FRE T B REEFEEHHIL

6.4.441 MEFHNEEETHEANCHBER RERELESEHEN
AREWIAN (2016 4 1 H 1 HZE 2016 46 H 30 H) K& FAEERTELHIE (201545 1 H 1 HE 2015
6 H 30 HD, HEEEHEARIZHEEG TR, R o KSEARR SIS0,

6.4.4.4.2 MEWRBREESEE A Z SMIFHAD KRBT BB AR ERIFENR
AWK (2016 4F 6 H 30 H) K FAFEEER (20154 12 A 31 H), HAhXE T KRG AL,

6.4.4.5 HRBCTRE FIRAT SR S E R B

Bz ARt
S A A FE AT b A ]
e 2016 %1 H 1 HE 201646 H 30 H 20154 1 H 1 H&E 201546 A 30 H
AR R ERERISULON HIAR R SR RISV N
RO ERAT 39, 056, 014. 52 164, 974. 49 33, 180, 479. 27 145, 206. 52

T AEEEMRATAAF R SIS NP EAOVRAT RE, HZEHARITE.

6.4.4.6 ZEETEAE NS5 RBF AHIEFRIFER
AW (2016 1 H1 HE 201646 H 30 H) K EHEETELE (201541 H 1 HZE 2015 46
H 30 H), ARIESRAAEIANS 5IANWIETT A8 IES .

b
=
=
pis
&
p=|



BRI REMEE 2016 S5EF FREHE

6.45 ®IK ( 2016 £ 6 A 30 H ) AEEFH KR EZRIES
6.4.5.1 FHAHT & /3 KL TR FEE KRB Z RIES
AHIK (2016 4E 6 H 30 HD, AHES HRFEA PIATGHT K /3 KA 25 T 78 52 IR IE S .

6.4.5.2 FRFFA B H I 5 B S 08 B2 PRBCSR
SRR ARTIE

AR
I 22 | M 22 | {5 R (R L | B2 5|, HAAR MRMER] ..
NGl ot R L 7 T SRE: S ¢ ST N . &k
ARG | FR| HE A " H A |- AL 50 AR S 7
2015
E-PN 2016
Ji | 4F 12
000002 N HIG| 18.20 [4E7T A 21.99 91, 600 1, 324, 379. 09/1, 667, 120. 00 -
15 hL 4 H
H
- 2016 | HK 2016
000401 ii;; 4 H|HEW| 10.60 |7 A 11.32 148, 100 1, 584, 707. 93|1, 569, 860. 00 -
e
“lem | 14 H
2016 |E K 2016
LS
000932 e HF3H|FEm| 3.9 |FES8H 4.35 262, 062 915, 108. 46|1, 035, 144. 90 -
28 H | = 8 H
% 2016 |E K 2016
002347 éé;; 4 H|HT| 19.45 |4E7 A 21. 40 61, 500 839, 080. 121, 196, 175. 00 -
5H |15 18 H
2016
. E:ON
300046 &3 H|Em| 21,96 - - 15, 200 280, 860. 24 333, 792. 00 -
&1 N
TH |[fEE
2016 |E K
R+t
300353 F6 H|FHm| 22.09 - - 63, 000 1, 139, 502. 80|1, 391, 670. 00 -
PRz o
23 H | =4
.| 2016 |HEX 2016
[ 24
600511 2 HIHET| 27.44 |ES H 30. 16 28, 599 768, 993. 02| 784, 756. 56 -
&4 N
18 H |{=h 4 H
6.4.5.3 JR 5% 1IEBIEAL 5 F1E RHIF IR
6.4.5.3.1 HRATEI 3% E 5

AIAR (2016 5 6 H 30 H), AFeeTHRATE 1T 6027 15 B W R E.

6.4.5.3.2 X 5 i3 f5is% E 5
AR (2016 £ 6 H 30 H), AIEETA 5 FTTinei7 15 B R %50,

b
o
=
P
&
p=it



BRI REMEE 2016 S5EF FREHE

7 WEAHEHRE

7.1 HARESE=HEHMN
SR NRTIt
e i & e
(%)
1| B 580, 642, 237. 42 87. 47
Hop, 2 580, 642, 237. 42 87. 47
2 | Bl | |
H. i - -
BrE S RHIESF - -
3 | mEElTE | _
4 | ERMTAREE | ]
5 | SCAIREL B 40, 000, 000. 00 6.03
Hor, %%EITIE]UVJEI’J})\L ST - -
%Eﬁﬁ A EATT 42,626, 247. 51 6. 42
ﬁﬂﬁ%lﬁ’ﬁ? 528, 028. 90 0. 08
&1t 663, 796, 513. 83 100. 00!
7.2 iR R R EBRTAHE
Siafr. ARt
v eS| NRME o) o 3L S B PR IE LR (%)
A | RS MRS d ik 8, 181, 076. 88 1.24
B | KAk 14, 331, 982. 83 2.17
c | ik 313, 653, 385. 81 47. 48
P Il
D BI I) HRBOREFAIG 14, 680, 313. 13 2.922
A4
E | Bk 5,794, 341. 96 0. 88
F | #ERFEE 8, 538, 615. 36 1.29
¢ | ZiBiskn. SAEAHEEnLY 17, 267, 730. 92 2.61
g EEAEG - -
EJD\ I~ {1 Jél%\ R
' fE4 . AR R AR S 21, 707, 114. 20 3. 29
N4
T | Rl 109, 367, 839. 06 16. 56
k| FEHA 35, 393, 504. 92 5. 36
L | FGTRIRS 55 AR S5k 6, 769, 964. 30 1.02
M| BEEERF AR AR RS 11,117, 041. 92 1.68

b

b=l
H

p=t




BRI REMEE 2016 S5EF FREHE

N IR PSRN 28 it i B 620, 165. 00 0. 09
0 | RIS EEFIHAR RS - -
p | #H - -
Q | PAEMESTAE 4,748, 952. 78 0.72
R | Xt EEFIBR 8, 470, 208. 35 1.28
s | & - -

At 580, 642, 237. 42 87. 90

7.3 FIRIEA RPHE G E ST HEHIRDNHFRIET 2 B R B R 4
SRURAL: NIRRT

B | IR | REeR | HE O AR SR
Eefs (%)
1 000488 | fRAGALI 3,287,518 26, 102, 892. 92 3.95
2 601169 | JLEERAT 1, 810, 600 18, 775, 922. 00 2. 84
3 000001 | “P2RAT 1, 904, 580 16, 569, 846. 00 2.51
4 600036 | FAERAT 854, 100 14, 946, 750. 00 2.26
5 600340 | HEH A 537, 284 13, 098, 983. 92 1.98
6 601166 | M4MVARAT 817,276 12, 455, 286. 24 1. 89
7 300012 | WA 897, 984 11, 117, 041. 92 1.68
8 600016 | RARAT 1, 203, 200 10, 744, 576. 00 1.63
9 000783 | KiITiE# 919, 000 10, 660, 400. 00 1.61
10 601998 | H{SHRAT 1, 588, 900 9, 009, 063. 00 1. 36

H: WREERTMBARE W RE SRR E K E A, NG5 8 80T A 3 48 38N W b
(http://www. jsfund. cn) FJEFEREIR S IE .

7.4 EBABRERRA AR ERES
7.4.1 BENEHET 20 4 H A4

SRR NRTT

po | i | R A BT S st e g e
Eefl (%)
1 000488 R AR 22, 550, 623. 89 6.78
2 601169 LT 15, 564, 424. 61 4. 68
3 600036 AW RAT 12,091, 061. 11 3.64
4 600016 AT 11,763, 738. 71 3.54
5 000001 T ERAT 11, 142, 914. 93 3.35
6 600340 e SRR 10, 847, 411. 48 3. 26
7 601998 S AT 10, 436, 642. 24 3. 14

-
R
e

H
=




BRI REMEE 2016 S5EF FREHE

8 000783 KAITIESR 9,601, 851. 68 2. 89
9 601166 Pl ARAT 9, 341, 309. 98 2.81
10 600900 KITH S 7, 834, 980. 50 2. 36
11 600007 Hh [ [H 7,654, 305. 10 2. 30
12 600030 SR 7,432, 748. 20 2.24
13 300012 SRl 7,069, 433. 24 2.13
14 600376 H I 7,043,577.91 2.12
15 600048 TRF = 6,941, 313.72 2. 09
16 000333 eIk SYEi| 6, 894, 865. 38 2.07
17 000807 =R 5,917, 895. 42 1.78
18 000786 JeEr 5, 175, 888. 66 1. 56
19 002007 B2 5, 096, 067. 74 1.53
20 300054 SO 5,013, 642. 66 1.51
7.4.2 A7HEHSHAT 20 4 5B

SEins: NRmx

po | mmeEm | s A e Abible s G

il (%)

1 600048 TRF = 6, 751, 095. 23 2.03
2 601398 TRHRAT 6, 522, 261. 64 1.96
3 000807 =R 5, 886, 854. 34 1.77
4 601688 HTRIES 5, 166, 627. 00 1.55
5 601009 BT 4, 576, 280. 52 1.38
6 601318 Hh [ S22 4, 490, 455. 57 1.35
7 002466 R, 3, 813, 040. 20 1.15
8 002299 XK RE 3, 568, 234. 04 1.07
9 002426 JHE A 2 3,526, 897. 53 1. 06
10 600816 ZIEETE 3, 455, 472. 00 1.04
11 601166 Yol ARAT 3,271, 626. 11 0.98
12 600844 FHERH 3,071, 228.00 0.92
13 002458 an A Iy 2,905, 177. 32 0.87
14 601992 S BRI AR 2, 747, 266. 00 0.83
15 600705 SINAEN 2, 735, 464. 00 0. 82
16 600562 &R 2, 730, 782. 51 0. 82
17 300136 (EEi3EE 2, 637, 652. 26 0.79
18 000671 FH Ot Ik 2, 580, 596. 59 0.78

b

b=l
H

p=t




BRI REMEE 2016 S5EF FREHE

19 000001 P RAT 2, 400, 767. 00 0.72

20 600547 IR ¥4 2,374, 029. 00 0.71

7.4.3 SR NBER A A BB RS2 B B RN B

Bfr: NRM
SENEEE A (%) B 562, 160, 299. 04
SEH AR BN (R3S B 258, 344, 594. 51
VE: T4 1T “SENGH” L 7 4.2 00 “SEHEH” 743 T “SENBERRA” | “SEH R EEK

N7 PGSRBS AT el (RS HAN TR LRSS B ) 3151, AN B IRAE 5 9

7.5 WIRIERIR A R BT REAS
IR, AESRFFAH G

7.6 FIRILA SOME 5 E ST E LB HEF BT T 48 R 2R R A 40
REHIR, RIS RIFHGTF.

7.7 JARAE A FMME o 2 S B RE BB RN B AT+ 48 R SCRAE SR LR B
AR, AT G RIFAT B SRS -

7.8 IR EHIRIZ A RME G2 ST ™ E HB K/ HEF R BT 142 5t & R34
WK, ARERFFA SR RBE.

7.9 WA FOHME B VT LUK/ HE P O 46 AV S 90
WEIIAR, RIS RFABOLE.
7,10 $REHIRALE & BP0 I 3E 5 L L
I, AR HRIEHITE S
7,01 R IR A 4 5 AN B 5 L
WEHIN, REERS5EGUHE S
712 BB AREKE

7.12.1
5 I AT AR A AT+ A4 U B RAT BRI B BT S B, AR S i H AT —
A AL SR ATH AU R RAT ERARZ B ATHETT. AT,

HE#

019 T 323 W




BRI REMEE 2016 S5EF FREHE

7.12.2
AFELI TR S, WA IS S FE I & i S 2 MO 22
7.12.3 AR HAD ST E 721 iR
Bfr. NRMt
5 25 Ko
1 | FHRIES 243, 327.97
2 PSCIESTE 52K 11,121. 27
3 | NS -
4 | RicR B 15, 597. 39
5 | BIUHIEEK 257, 982. 27
6 | HAthiloK -
7 | FERESRH -
8 | HiAth -
&t 528, 028. 90
7.12.4 BARFEHE B AL T35 B i W] % e £ 5 BH 40
IR, AL ARFFE LT T 3505
7.12.5 BIRET+ 2R E D AT E Z R E KU A
AR, AREEFTT 4B P AR RIE S RO
§8 EEMFFAENEE
8.1 HIREEMBFENFBERFENEGH
WAL 1y
R N4t
AP B | PR HLIA BB AT
(™ A S A
SR AY L
ERRER X1 . SRR .
8, 832 68, 970. 58 538,721,709.29 |  88.44% 70, 426, 483. 59 | 11. 56%
8.2 HiIREEEHEANRNMNVANRFEAREESRIEFMR
i H B s () 5 34 A5 L A5
HEEENTA ML T 454. 31 0. 00%

R AR S

b=l
H

b

p=t




BRI REMEE 2016 S5EF FREHE

8.3 HIAREEEFEHAN KM BFFE ST HAE A BXE HF R

iH R E R ERBEXE it
AT EPE TN G S B T 50 5B 0
I 16 57 N A FF I 4
0
AFE R G MEA AT R I 4
§ 9 FRAEEHHERS)
Bfr:
365, 790, 517. 47
HEAEAERH ( 2013%F 5 A28 B ) R4
AR S WA 3L 4 A0 AL A 178, 316, 364. 87
A HAHE 4 e R A7 529, 614, 699. 03
P AR A 3 4 e [ 473 40 98, 782, 871. 02
A A 3 4 R o AR sh A -
AR A A 5 4y AL i 609, 148, 192. 88

T AR A e PR B LR PR B AN AR A < e O [ 7 0 5 e e A

§ 10 EXRFEHER

10.1 EE&HHFAE A KSR
REMIN RSB EE A k2UL.

102 ZEEHEAN, EE&REANENESITEERIHNERAELRS)

(1) ZEEHARERNFLZZN L

2016 4 1 H 20 HARSEH AR AL, BAEL LR TR A AL 7 AL 28
(2) BEFENNL TSI T ERNF LI HE I

RN, BEEIEE NE TR EIEE AT TR E RN HAZS).

103 B RESEEAN, Z&M™. EeTEVSHRFA

WEWIN LY LA EHN . WM™, BeIE WSS HRaHI,

b
~
=
pis
&
p=it



BRI REMEE 2016 S5EF FREHE

10.4 S HH RIS HI R

T 301 PN AR < P B SRS R R A A

10.5 AZEEHATH I STHT RS FrER

W N AT GRS AL S T ST S5 T, S UH iS5 o i A GE R IR 55

Bt CREIRE IR KO -

10.6 BEA ., ALK RBEEN R ZARERAL T FHB

WEWIN, ARESEBA . T AL S GE BN 2R B B 155 O

10.7 ZE&MHIESR AR 5B ITRA R ERL
10.7.1 &M AIESH A TR 5 B T R ER B R & SATE R

SRR NIRRT

ST

e

N SZAY 257 i B

AL &0

R
AT AT L
1

ik

=Ll

IS8 —q:ul=a ]|

#HE

Hh R AR IE S
Jietn A R A w

342, 469, 229. 92

41.75%

239, 733. 18

41. 75%

IS By
AIRAF

191, 580, 808. 55

23. 35%

134, 106. 60

23. 35%

JeRIUEZF L6
AIRAR

132, 537, 785. 10

16. 16%

92, 778. 16

16. 16%

AR [ PRk
AR SUEA A

94, 689, 724. 40

11. 54%

66, 282. 85

11. 54%

KIRAUEZF B
AIRAR

59, 094, 667. 96

7. 20%

41, 366. 32

7. 20%

ZAFUESF AR
AR

| HAE I3 e A7
AR AH

[E B IE SR A PR

AT

[ 788 2k
[t f PR~ 7

I {5 UE S A
HIRAH

[ TCUES AR
HIRAH

T3 R IRIE SR

b




BRI REMEE 2016 S5EF FREHE

HIRAR
2RISR A R

SUEAT
1 AR S RARGIEN IR AL S ICHT IR . BUIESESE &) M & 1 SO 527
[ELOKIEA=na
T 2: A5 IR P AR HENIRE 7
(1) &EAT G, EIL—FANEERENTN;

(2) AR BT
(3) A REHIAFERIEE, RN REIFRIHEE
(4) AEERMBITRES, REANS . . EWHR AR ER R ZEM. 1Tk AR AES 1307
W, IFREIRYE R SRR IVRFIREOR, AL TR FUl s
(5) LT ZHME B ML, fEXHRALHERIHLE B BT IR S5
e BNRYE A _EARHEREAT 5 25 i e LRI R R IS 5 Foe. SR E BN SRR M7 i aiT
P BRI SIEE A
TE 3 KIUETFA IR VT 7 5 4 N RIGETF I A PR 7] o
A RSN, AREERMELT S ot EINESREB AR A RIRM B 5 .90 14

,_.
|
|
|

10.7.2 Z4 M FESR A TR 5 B u# AT EARIESF BB B 1B L
SRR NRTTT

R 5 573 BIEAL ) BUEAE 5)
" 7 24 1 5t ,

I 24 I et 4 L

FAE 40 FRAZ AL | RS 4 e RAZ G A | A SR

AT A
i L 5]

4R [ BRiE 25 - —80, 000, 000. 00| 100. 00% - -
HIR LA A

WHEMNAMW G WAERR, TENAREERAZLEEERARAA, FilHiE

400-600-8800, =Y & HLT-HIE{4:, E-mail:service@jsfund. cn.

REESEEARAF
2016 £ 8 H 27 H

b
»
=
P
&
p=|




