=|fEe RS

=== BOSERA FUNDS

S LB AK G 08 B R R R E S
2016 3 4 FEHE
2016 £ 12 A 31 H

HETHEN: FNESEHRGRAH
HEEFTEN: PEBRITROERAE
WREZHEAY: —O—tb&E—H_-+—H



T

s| BB E S

— BOSERA FUNDS

TN U 3 ot [ IE S B R < 2016 SR 5 4 TR

§1 EEENR

RS E AN ER S LEFRIEARE R ERICE. R FVEMRR B E Kids, IF
Xof L P IR LR L S R R S R AR ) O BT

HEFE N EEAT R A IR A AR AL S S FRUE, T 2017 4 1 H 20 HER 7 ARG+
I 5 AR IHERIIAMB R A GG FNE, RIERZAEAEERERICER. R PUEMR S &

S BN R U LRSS S i 5 i B U A8 BRI 2 e 987,

{HAPRUERE 5 — & £ o

SRRSO ARILAREZIL . BB W, Beo & AT 35 R A R A2 B S A

CAEEE AR P

At M 55 BURER 285 1
A 2016 4 10 A 1 Hig% 12 A 31 Hik.

§2 EE&MEER
e S AL I K a5 =13 (QDII-FOF)
FEER 050020
B NE] 050020
FegiafETr AL RTF
HeAFEMH 20114 H 25 H

5 A KL 4 B A

141,587,744.95 1

RgE H bR

AT Gl AT A ERORR BT E, R TR GEgE) MRMER
B, FEA RS S FTRTIR T, 774 R it s R AR GE%)
DR, RIS 7 4 BRI e (AR AL 2

&)

et s

\g

AHEG KAV B B MR EE S B N R SRR S 1
AN IE AR B R & 53 LA B4R IR BGE A st AR 45 B O 3R
]

b £ bk i

PR E RS e B R R ZR TR EL (S&P GSCI Precious Metal Total Return
Index) i 7 FEx20%-+h5 5 i A it S W 2R 458 (S&P GSCI Agricultural
Total Return Index) i f 28 x30%-+h5 5 iy i HE Vi 2 S W 75 454k (S&P GSCI
Energy Total Return Index) Ui ad K x20%+ = 57, 3K 3¢ [E8 K AR 97 {01 57 45 5L

(Barclays Capital U.S. Treasury Inflation Protected Securities (TIPS)
Index (Series-L)) N ai #x30%, fiFx“EIKLRERERTER” . HA, #l
SAMBEOR AR IR A F G R AT R s RER L, ESR
5 ELdE K ORGP 52 57 18 B0 B4 R 3 4 A i FH B P Ik i 77 48 2

RS HAC B 5 I

A g e e, FERGEREOVPUEMAH R ER B A
TR B DA AR AR 5% 2 R0 B 7 45 DI AR S REURA 5% 1Y) 22k g A HL A 9%
7o PR 5 J2 8 FL A B 7 AR B K R B 150 3 AT AT SR O AR
i RBAE . ARG M ARSI T IR, TR e
G G, J& T i KU s AL R T R

HEEHEAN

Ry 5t < T BEAT R ]

HEHEA

H EERAT B AT PR 22 7]

AT NI R

Bank of China (Hong Kong) Limited

1




=| g S

=== BOSERA FUNDS TN U 3 ot [ IE S B R < 2016 SR 5 4 TR

| BRSO R | AR AT (B ) IR A 7 |

§3 FEWMFIEIMEEHERN

3.1 EEM &R

Bpr. NRM
. _ Wt
I 55 45 b
ERIM IS A (2016 4F 10 A 1 H-2016 4F 12 A 31 H)
148 O sl 2 -352,376.76
2. AR 1,405,817.69

ST A EL A N AT A

&Wﬂ¥ﬂ%ﬁhm$ﬁ 0.0098
Fl3E
4 RS G e A 74,564,628.69
SR IE S0 B E 0.527

E: A OSBGE fRRE SARLS IO . BB . AR ONE A fe B2 1
BRARSC 2 T R A, AR 9 A3 2 Se Bl as in_EAH 2 se i AR sh i s «

EIRIE W EFEARA R NN 5 2 A IR, T AR el i AT 28T
P Ky

3.2 EEHERMN
3.2.1 A#HEWE S MBI E IR L H 5 R AN S b 3 4 a8 R 0 L

| BEMKE | BEMKE | LHHRE | LR
s ® e | miksxe | axkeze | OO | @O
ot
E=4 1.93% 0.22% 1.24% 0.61% |  0.69% B
H 6

3.2.2 BREEAFRAMUKR £ RTHOBUHER KRR LS RS iRl R
R EH) B

| —rEkseEREEEE —HEEEREE |
10, 0%
0. 00% e
— 10 0% mﬂr ‘-\’\v\.
—-20. 00% mﬁuf“‘ﬁ-"\ y
- 30, 00% ‘W
—40. 00% L
—h0. 00%
— 50, 00% g ; L
"Gl‘l_,l' g}- L = 'Ild!:]jr_ . G,l' Jll'jl‘ir ) "‘ﬂ'f"r 'I':'?l__v_‘ ,_"0,,":'; [']'J’ , h"l'!:;-l".(J'.,I,:l-lll o
= a2 L e =0
§4 ‘HIAME
41 R&ZH (RESLZLHEH/NA) B
| ws | oms [ EARSMESKINR | ik | ]

2



T

s| BB E S

— BOSERA FUNDS

TN U 3 ot [ IE S B R < 2016 SR 5 4 TR

FEHAH 3]

EAEH

Mol
FIR

EILEA
WSS 73 AT
Jifi/ % M 3
I 8 AL 2 T
VEZ I i
B RE

2015-08-24

2016-12-19

1993 Ffe e fafE Il AR
ZERE . ILEIES. T
R VLRIESR P1E
BHRUEFE A F TE. 2011
SRR 2 4 LA TR
ANFE, THEREEE, 1
7 368 P 8 55 [ i
(QDII-FOF) #:4>. fH
P BRSNS

e ZB. DU E LSRN
3 e 2 U S A
B, ZRRMERRES
e

2010 AL HT K 24 1H
W 7T AR B N TR
REEEHERAF . T
WFFE R EMT R =
BRI, B
By, BELH. BT
P27 I B R A AR T 4%
Pt FE 4 e TR B0 ik 9 5
[ R UE SR T S 4 1) 2 4
ZH,

e BIMTERHIE,. BT H IR AR 8 BT AN R AT e H RS . IESR ML & SCE
MATNE P2 GUEZRAE MO RS BRIMED)  BIFH B E o

4.2 SRR F A B R LB I W R B RR A A
AR R B B A MR )
4.3 EE NN R E A A S 2 E B T 1E 0 5 B

FEARE N, AEEEHNEENRE T (PRI EIESF IR R evE) A IS it 4
W ARG & FAHARARSGE A MINE, HAFWSEER . B s, BUE s, BUs
TAE SN PGS ARG 0™, NS RA NVERERR 2. ARG A, EeRREHas
ARFMMIE S S FRIE, BARERERA AN ERIT A,

1) B B
I ARSI 2016-12-19 ; 6

4.4 N5 E A

441 AFRGH ERPATER

WA, AESEHNEHAT T GEHFRERESER AT AT SHERSEIL) MAH
il 58 I~ A8 ) A el B

4.4.2 REZHITAKETIUHA
WE AR KA EAEREZAHITN.



ElENEs

=== BOSERA FUNDS TN U 3 ot [ IE S B R < 2016 SR 5 4 TR

4.5 R BN ES R R AN SR I i B

4.5.1 #REHHNEES BT RRFIZIES T

FHRAEIE,, BN A B 24308 5 i B e R TIU, M i T T 34 DU 2R BE A O oF T —— BR8N
ENE

HT X EWE SN, A7 e e BB RS A .

BRI L, @K Gidr B b, 8A0): BRIEB LI 5o, SHIikal, KT 4
X o

4.5.2 HREFANESHLSEEN

FAE 2016 4E 12 A 31 H, AFESMEHEN 0.527 Jt, BiHHUFEN 0. 527 76, REWINGE
AN 1.93%, [FEHDLGHEMERKIE A 1. 24%,

4.6 MEHARESRTE ANEE ST ERE Y
x

§5 HEAEHRE

5.1 IREMREER-HEGHNR

F5 | BiH SH(N R M) 7 4 7 I LA (%)
1 Az P T 1,402,877.92 1.70
Hrp: fEEK 1,402,877.92 1.70
BRI
A
L H = (5 - -
2 TR 62,681,093.98 76.02

3 [ 5 YA i 43

Hrp. fi%

L &y

4 SERART AR R AR R

Horr: i)

LI

HIRL

BUIE

5 KNI A Bl 7

b KR )
RNIRE Gl 5

6 emmy T A

AT AN AT

\ 18,349,170.60 22.25
Sait

8 HoAth 2% I % 7= 22,297.82 0.03

9 &t 82,455,440.32 100.00




ElENEs

e BOSERA FUNDS TR 0 8 5 R R AIE S 4% R 36 4 2016 SR 5 4 R
5.2 EAREZNER (X)) IEHFTHHREEFEEILRE S

E%x (HiX) AN FIME(N R MToG) b 3 T EE s (%)
U 1,402,877.92 1.88

&t 1,402,877.92 1.88
5.3 REWRIEATW AR EAGFIREIEREAS

ATk namE (NRMI b3S E ] (%)
ETT PRAg 1,402,877.92 1.88

ann 1,402,877.92 1.88

I BLEFERM A ERAT ML 7 FeprifE (GICS).

5.4 M EHIRIEA SRHHE GRS R HE BN FET+ 2 B R R RIER
gk

kG TEE
N H v | i nfe e o s
- ;J;T(ﬁ waaw | % | g’%' s ‘;ﬁf‘é‘ﬂ% % e i
A (30 | AR T (B _ {8 b 1
) % (Hh[X) JG) (%)
/EHlN il 94 ngko|—r|1cgj 1,508,0 1,402,8
1 | ANIMAL | sh¥pffiE ik e o 1.88
EALTHC P OHK | Exchan 00.00 77.92
ARE LTD ge

T FTHREZFAISR A 2t i 3 A .
5.5 MEMREFFER SR RN HEFERAE
I GRS WIRAR A 77

5.6 R EARIL A SRMME 52 & R 13E LB R/ HER BT T4 7 508 A 40
RIE AR IR AR FEA 57

5.7 MEHIRL A RME HESE = FE B/ NHES BT+ 48 377 SCRRES 8%
ek

ARSI AR IR AR RFAT 7 SCRFIE SR -

5.8 WEHIRILA RME GESE = FEEIR/ A BET T2 SRATA MBI
il

ARSI ARG AR A ST E A

5.9 MEWIRIZA RMHE GRS T #E LHIR/NHEF BRI+ 42 2S8R H A

| 5 | Eeam | Eexw | @yt | #FEA | A bl | HEE® |




i

s| BB E S

= BOSERA FUNDS I R 35 4 2545 VR 2016 48 4 B
(NRHE) FEIE L
1(%)
FLEXS
HARES ETF & n Iil?ur::er
1 IBOXX P sl Investments 16,395,726.45 21.99
3-YEAR :
TARG Inc
ISHAR
ES 1-3 ETF 3t ‘ BlackRo
2| YEAR N T ck Fund 16,291,922.57 21.85
TREASURY S Advisors
BO
SPDR ETF 3¢ Fu:ij
3 | BBG BARC P - T Manageme 12,127,016.58 16.26
TIPS ETF T Inc
World
SPDR
ETF F& .
4 GOLD o Frs Gold .Tr”St 7,541,295.81 10.11
SHARES it Services
LLC/USA
FINAN ssgA
CIAL ETF J& Funds
5| SELECT - - TR, Manageme 3,033,130.41 4.07
SECTOR ot Ine
SPDR
POWE
RSHARES ETF 2 N Deutsch
6 | OB BASE P sl e Bank AG 3,020,545.17 4.05
METALS F
UNITE United
D STATES ETF 2 N States
/ OIL FUND 4> URE Commoditie 2,291,242.82 3.07
LP s Fund LLC
DEUT
SCHE
ETF .
8 | X-TRACKE N & T _bBX 1,980,214.17 2.66
RS G Advisors LLC
HARVEST
5.10 ¥R HEWREHE
5.10.1 MEHAELSBRERI+HLZIEHFRNRITEBREHBER I TLRAE, HEREHR

I HAT—FENZBIATHER . 490,

5.10.2 EEHEMFHLBRES, BARRBHESGRAME FEREEFEZSIRBRE.

5.10.3 HEAhE = H) Ak

(a

H R

SRR T IT)

A RIE S

I YSCIE i K

YA

14,608.07

PSS

870.18

DU CEN

6,819.57

AN WIN|F

FoAh YK




ElENEs

e BOSERA FUNDS TN B3 K 38 58 (Rl HAIE S5 5 PR 42 2016 FE58 4 TR
7 e %%

8 HoAh -
9 &1t 22,297.82

5.10.4 R EFIREFHE K4 TR HH 62551
AT G AR AR b T H O B T He 4 07

5.10.5 & HIRET+ 4 B R P A ETIE 2 RFILHI Ui BA

N o FEERNAARE | SEEwT | FOBER
FE | B R ) S HE (%) | i
940H CHINA ANIMAL Ej(

! K HEALTHCARE LTD 1,402,877.92 188 | sagige

5.10.6 FREH GG ERHEAM T RHIR A
B E AR, DI A5G & T 8 T e e 22

§6 JHAEEHHRD

HAL: £y
i B A 25 4 A 0 0 145,766,259.71
T R 4 5 A 5 879,295.57
W A A 4 B [l 47 0 5,057,810.33
i 75 W S A5 0 B A -
i R A3 R 2 4 4 0L 141,587,744.95

§7 E&ETEANGHBAR&ERESESHNR

7.1 ZEBEANFHAESHTRNIENL
HEEHNRFFAAEE.

72 ZEBENEZHBERRERR ARSI 5 N4

WA S E AR R R IZ A A 5 Bl 8 B SRR AR L.

§8 FmMBIBERRHHMEEFR

TN A PR R A ] o [ A RO I R S B A R 2 —. “AEREIENE 7 2
T e PRI R PR B “ IR BB R I 7 o IR 2016 4F 12 H 31 H, G A A
S 164 WIS, IR et S REE S ESRICE ML RES, PAZA LR
S, BB R HRLE 6250 AC AR, M A SR e 3760 {2t AR, Rit 4
T8LAZTE NIRRT, & HATRE G E MR KRG AR 2 —, FREETE A R b 44
HIHIF o



I

s| BB E S

E— BOSERA FUNDS 4 S B8 S [ I S B R 4 2016 455 4 R4S
1. F&har

IRABARITIE S S AU O Feth, BUE 2016 4F4ER, MUai 7T, PR At e, (e E 4
HOE . TR 22 S, SELURFIZSHEAZRT 1/2; AR & B, T4 R8E 100 %k,
FUERAT IR 8, S LSRIERIRAIE S HEA AT 1/10, EUREB RS ETF i8Ik &4 D
KGN 1. 94%, [F125 66 HIEEFHER S 1; MRS, [N 38T, T s 5
AAEDLRIFAE KRR 3. 3% 10. 58%, [FIZA 372 HIL&d 4T 1/10; RIGEERIL S,
RGBSR (AR SELCRIFENKF 4. 66%, 1E[F2E 288 NEEPHEAHT 1/10,

WAEHEEIE, T4 ETF (D 28) A DLRIFE K % 19. 10%, 7E[FZE 8 RHEAE 1.

W7, K HIbRAE G B G B, 1IN XU $ @ WIS 27, 4R DoRiGE G 20 6. 54%,
TEFRIZE 61 W HE4 2R 25 RS A fialift (A 20, SELSKIFEKEA 4. 23%, EFRZEHHELE
4; PEIHIARHEGT R AR G, RN B AR (A ) SELCKIEK Y 2. 02%, TEFIZK 66 RHE4
%1 WEMHEAAEE, MNREMEGE (AFD SELRGEE KRN 2.31%, ERFHEAH
1/3; Mg aEe R, W sMRDE M4 F DORIFE KA 3. 03%, A3 194 L5 6.

QDIT 4, 1HINARE 500ETF A4 DORIFE I A 18, 34%, [RISEHRAAHT 1/4. N Bl ot
5157 (QDID) A4 DK IFEIG K5 14. 43%, [FRHEAEE 3.

2. HAKFLF

2016 4F 12 H 27 H, 2016 &Rl e 2 B4 V 155 2016 M HALTE ) 28T . 1HR S 4 A
T E T AR SMRTAERREW S, FIR B BARE IS A7 3200,

2016 £ 12 H 13 H, HFEZLEMREIN “2016 55+ VU fm o [ A 35 4 F14E 2 B it g0
177 fEAbRBT, TR A IR “2016 sTE S W R E R SR LG .

2016 42 12 H 9 H, fEUEFHIRESN B+ ZlmhEIESFTHER” b, HEEES 5 E 4 [E
EFTHiY “2016 FERERAREASEEES ML .

*2016 45 12 A 8 H, &b 57 Wk = 7508 i R Gt &l E brig iz B HaSm A “ i E” 4
FERS UL, THRTIEATRER 2016 FEAH AR o

2016 /12 H 6 H, @EMSREIEESHFSRMAL, IO FEA TR Z IR I 4 H HHES
PR EHN 2 — o KRR 2002 42 12 AR 2 E A IR S R RS TR . 2005 4
8 KB MNAE S E HER A AR . 2008 4F 6 H HiA 4 [E A £ (Bt G g A0 58 72 1 A8 A
RGN )G, EFRBENE TR —FERIA . H G I 4 iR [ A A 2 H TR I 5
REFRLEAWS (FARIESIFIN ) B =g EZ —.

*2016 FF 12 H 1 H, B (LHFMEHR) FIr0) “2015-2016 FEM S K ERES" 1R 287,
TR A B 4 P S SRR < o R ] WA A F W I BAAE

#2016 45 11 A 256 H, BALKICER SR i, B—MBa £/ 2016 4 G5 )
CFAC W [H GAlFE XAER BT, RS U “FREREES AR KK .



ElENEs

BOSERA FUNDS TN U 3 ot [ IE S B R < 2016 SR 5 4 TR

2016 4F 11 A 23 H, HFRMZEIM) “2016 FiRERE = EIIR” fER244T, “2016
B e PSR R AL " FR IR, WAL oR “2016 [ A LM A e w " |
EL M PIRIT “2016 AL | IR “2016 fefk QDIT g2 o AmPEFrE
BN IR =TURRK, BONIRR R Z AR E AT 2

2016 4 11 A 17 H, EEHRIESE AR TE A 2016 FRERSAE LIEAAT, TN S
HAE RBARER “ TFMRSSAL IR, R TR ORI 55 HAL ST 5 BB e BN, A IRAX
BT 5 N, EREVEAERH 2015 42 )5 FBENZ LI,

§9 HEXMFHR

9.1 FENMHER

L. 1 o [ 2 b v 8 J70 368 P 08 9 [ iR TIE 2 15 5% o < BE ST I ST A

1.2 (TR 700 48 5[] FAE 3 43 B8 2k < 2k e ]

1.3 (I PUE MK 55 [BIHRAUE S B 2 & 308 70

1.4 JEGEH LSS TR ALAE . B PUIR AT A 7] F R

1.5 AR S0 308 A 1 98 0] I 55 5 8 0 o % AR B i Ty I A

1.6 it 390 P 1R 03 I 00 5 [ 4 RS 450 B ik < AR 4 R 4 P 2% % 75 1) LA

© L v © © ©

9.2 TR

REEHN . FEEEE NMET

9.3 EFEHFR

Pt F T LB MY 8] G B 2 ), ) 5 A 9 S BN
FRB AR S BUA SN, TERAESEANENESEHARAH
Ry —4233: 95105568 (Higkigzh)

ENESEEERAF
—O—t#—H=+—H



