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AR 327,096,014.93 29,013,226.57 356,109,241.50
A IIH -73,673,722.90 -76,889,114.81 -150,562,837.71
A S FE B A AT T 7 A
-29,204,743.77 1,431,682.68 -27,773,061.09
B
oo FEE Ik 60,610,496.09 -8,016,651.91 52,593,844.18
48R 5K -89,815,239.86 9,448,334.59 -80,366,905.27
A H 4 B R - - -
AR 224,217,548.26 -46,444,205.56 177,773,342.70
7.4.7.11 FERF BN
Bfr: NRTG
N AT L)
i H 2016 41 H 1 H% 2016 4= 12 A | 201541 H 1 H % 2015 4 12
31 H H31H
T AR S RN 431,918.49 347,851.10
5E AR R BN - -
FAAT R B UN - -
i R TN RIS TON 42,889.74 54,329.99
Hopt 6,589.30 13,012.97
it 481,397.53 415,194.06
7.4.7.12 RERBWE
Bfi: NRTG
A5 AR AT L )

T H

H31H

2016 4 1 7 1 H % 2016 4 12

20154 1 H 1 H# 2015 4 12
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H31H
S HH I S AT S A 2,963,601,782.25 4,225,563,889.82
ol S R B A S A 3,020,678,642.59 3,900,681,728.23
SESE R EE IR -57,076,860.34 324,882,161.59
7.4.7.13 REBRF R
Az, NRMT
EN A AT L]
i H 20164F1 H1H £20164F12 7 [20154F1 H 1 H £20154F12 H
31H 31H
S R TR E ) e
;;HMJ\# HJ\%HX&{J\#iJ H AT A 26,016,522.00 25 856.525.36
N
e S R R D) X
UZ‘ %Hﬂpﬁ BUEE RS S i 27 203 ) ik 25,330.706.98 25,068,500.72
AR BEI
Poh: EYSCR) S e 1,307,522.00 846,525.36
SESE iR ZE A IRON -630,796.98 -58,590.72
7.4.7.14 frAE T RKER
Tco
7.4.7.15 BBAMRE
Bpr: NRMIT
AHA A AT A ]

i H

20164F1 H1H 22016412 H31H

20154F1 H 1H 220154212 31 H

LR BT AR R RRN 984,370.19 1,475,569.12
BEGAR T A RN A - -
it 984,370.19 1,475,569.12

7.4.7.16 ARMHEZZEE
Hf: ARG
A AR FERT L)
Tl H 4R
20164F1H1H £20164E12 431 H | 20154E1H 1H £20154£12 4 31H
1.5 Gy V& Rl ot -76,889,114.81 -70,334,346.94
— -77,509,040.89 -69,714,420.86
i Bt 619,926.08 -619,926.08
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R B MR A RS B R G 2016 ARAR SRS
AR & ORI 5 a
— R
TR
—H Ak
24T TR
——BUIE 5t
3. A
it -76,889,114.81 -70,334,346.94
7.4.7.17 HABBA
B ARt
i ENEH AR FE AT EE ]
20164E1H 1H £20164£12 31 H 20154F1 A 1H £20154£12 A 31H
2SS CACTE LN 130,762.34 456,021.26
L GO 22,087.86 102,545.86
it 152,850.20 558,567.12

T 1 ARG REIR] B A AL R A AL g, T[] B BV 259% N JE g BE
2. ARSI By R AN BRI L B G PRk [m] 98 Y A8 2 R i FLrh o HE SR G PO Bk ] 9% ) 25%

FNFE B 3 57

74718 X5 %H

B ARt
i A AR FERT L)
20164E1H1H #20164E12431H | 20154E1 1H #20154£12 31 H
A2 o T i 3558 5 B H 8,939,831.87 12,537,184.03
HRAT IR T 4552 5 9 175.00
it 8,939,831.87 12,537,359.03
7.4.7.19 HAh3AH
Bhr: ARt
A ENH AT LG 1)
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20164F1H1H %20164E12H | 201541 H 1H %20154£12 31 H

31H
15 B o 230,000.00 300,000.00
i3 60,000.00 85,000.00
g ;= 4t % 27,000.00 18,000.00
AT 13,068.29 15,782.63
Hit 330,068.29 418,782.63

748 EEW. E-AmEHEEHK LA
7.4 8. 1EEEH
T

7.4.8 2% R H E M

B E 55 B R T 2016 45 12 A 21 HMAT ST W <Rl ps i A 808 i B 55 <55
ERBCRRIESN) (Pi[2016]140 =), ERWE™ fnia & i Rk A Mg E BN BT N, BLRE ™
e BN EBIIBIN, B 2017 45 A 1 HEHIT

ARE I BCAL « [F KB 55 B4R T 201 74E 1 6 H A ) € 5% T B4 7 il S (L BLBRUSR A 5% 1A P b 78 388 1)
(MBL[201712°5) A FME : 20174E7 H1H (&) Aa, BUE ™ shia & iR R A I E BN BLAT
PABRE 7 b BN IR BN, AL IR BT U S AL 0 B8 7 fh e 2017457 H1H Rlie &
AT R EBNAAT N, REGVIEER, AR CHGERERT, CBBMNRE™
e BN DUJS A A IR E RS BRI b sk, BR A8 7 s B R vh R 2R 0 (BRI BAT 9 ) B AR
EHINEG, HEZBS LR AATHE . AR A G B AN S5 IR R H R 55
RBLANZE SR TEFM o

749 KEEHRR

KBTT 2R EARFEEIRR
%/\:’5’—‘? . Ve ?E_’E‘ AN %‘ N
AR 4 A TR ] SEHAN /fﬂim/;amﬁ SHE
H [ R B ARAT A B A A (“HP R 1REARAT™) EETEN. EEMENH
i ERMEIEA R A (¢ LEET) ke PN R
JEERR B 7 i B (e [ ) A PR A ks IR

H BN BOR Bl EPAME AR
AE PRI . FEER BN

R AR R FEARAT B AT PR 22 ] (IR AR AT)
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AR N R A IR SR IR BT G 2016 SEAE AR T

I A AT PR A W /\&fEAE’]¥/\7
AR BERR B () B IR A T SEHEANT A

AT A %ﬁf?ﬁjﬂﬁﬁﬁ'ﬁﬂ%ma
R 5 T AT IR A T %ﬁﬁﬁﬁjﬂ’iﬁﬁﬁﬁﬂ*%ﬁ@
J.P. Morgan Investment Management limited %@%\g%j\fﬁﬁf%@(%.)
J.P. Morgan 8CS Investments (GP) Limited ﬁé&ﬂgﬁéﬁféﬁf ﬁﬁf %EIE(%.)

T 1R IRSRIEAT 5 YIAE 1\l 55V Bl P 42— M Mk 46 30T 5T
2R RARIT T 2016 4F 3 H 16 H A ( LR K BARIT AN G FRA 7 5% T R AT A7

KB RIS 5 AR BE 7= P Se U A B ) TR ERAT RAT AR W 3K 557 BE RIS 7 R L &
S UEMEVFRI[2015]2677 5 (S F A% HE L A A RARAT IeAn A PR 2> ] ) b Pl B (A1 PR

A FIERATRG IS G = i) txdE. T 2016 423 7 15 H, HEHECBMA 7R LR &
WS, O RERAT R T A .

7.4.10 ARG K AR LI A ) SRR T 2 5

7.4.10.1 WBERBITRE S BITHAT IR 5

T
7.410.2 KBTI

741021 HE&EHER

Hh: ARG

ENH AR FE AT LG ]
TiH 20164F1 7 1H £20164F12 | 201541 1H £20154F12
H31H H31H
2 Y A R < N S A B B 7,165,080.58 10,192,410.52
Horbe SO R 4R 3% 884,888.38 1,212,265.88

TE: SO E BN EBEBEAR L & PEAT PR 20 =) (R BN SR 42 AT — H e B 7 1+ 1.5% 4
PRI, BHRUETA AR, A HitEARA:
FUE BRI = AT — H R 5l X 1.5% / HEEREL.

7.410.2.2 EE&IEH
Bhr. ANRMt
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ENEH b A B2 AT EL 1]
A 201641 H1H %20164E12 | 201541 1H 52015412
A31H H31H
R AR B < N S AT R B 1,194,180.14 1,698,735.11

T ORGSR AP E @ WERAT IR Pl — H &

Rt EGA AR, #3346 HitEARy:
HFLE S =11 — H e 5™ H X 0.25% / H4FE KA

7.4.10.3 S5XREBFHATRAT IR MRS (5 B3 5

Teo

74104 ZBRETTHEBEAREESHHL
T

7.4.105 HREBFRERBRITERRBE L= AR BB

IR,

G PAEE 0.25%)AE e R, 1B H

A ARG
ENY b A BE AT EL A 1]
FRIKTT 44K 20164E1H1H £ 20164E12H31H | 20154E1H 1H 20154124 31H
HAAR AR ELEIISUTON FAAR AR B GEIISUION
o [ BARAT 46,130,953.59 431,918.49 25,982,928.27 347,851.10

T AEERRATAAF A SIS NP EE BT RE, ZHAT FNEAIR T .

7.4.10.6 AESHEAHINSERBITAHIES KN

T

7.4.10.7 HANSREAS B HTAI VL
T

7.4.11 FESEER
T

7.4.12 K (2016 4F 12 A 31 H) AEESFEHTEZIRIES
7.4.12.1 BRINGHT R YR IES T T RS RREZRIES
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AR N R A IR SR IR BT G 2016 SEAE AR T

SRR NRTT

7.4.12.1.1 ZIRIEHEH: BE

i T ARl Al WEZR | AW | FRMEE BE HAR IR

ARG BIR N H &EH et Mg L Xl (Bhr: B | RA B fEE S ik
603823 746 |2016/12/09(2017/12/20| KREEMKE 10.60 32.74 36,764 389,698.40| 1,203,653.36| -
601375 | A HiF 34 | 2016/12/20 | 2017/01/03 | #Hilk Eri|  4.00 4.00 26,695 106,780.00| 106,780.00 -
603877 | KF1 [2016/12/29]2017/01/09 | #ieAk B[ 21.30 21.30 3,180 67,734.000  67,734.00[ -
300583 | ZE4E4E ) | 2016/12/29 | 2017/01/06 | #Fi Ak Lii|  40.29 40.29 1,582 63,738.78 63,738.78| -
603228 | St T [ 2016/12/28 | 2017/01/06 | #iic Ak B[ 23.16 23.16 1,642 38,028.72] 38,028.72 -
603689 | it KFR. | 2016/12/30 | 2017/01/10 | #i Ak LT 7.87 7.87, 4,818 37,917.66] 37,917.66] -
603035 | # P i | 2016/12/27 | 2017/01/05 | #ilk B | 10.44 10.44 2,316  24,179.04]  24,179.04 -
603266 | Kk | 2016/12/302017/02/10 | #ife Ak B[ 14.63 14.63 1,562 22,852.06) 22,852.06| -
300587 | K2k | 2016/12/28 | 2017/02/05 | #ife Ak B[ 14.11 14.11] 1,438  20,290.18]  20,290.18| -
002840 | 44t /4 | 2016/12/29 | 2017/01/10 | ik L | 6.55 6.55 1,814  11,881.70 11,881.70[ -
002838 | 1& i f | 2016/12/28 | 2017/01/06 | Filek | 15.28 15.28 681 10,405.68)  10,405.68] -
603186 | £ 1E8#4 | 2016/12/26 | 2017/01/03 | #7517 5.37, 5.37, 1,874 10,063.38 10,063.38| -
603032 | #3775 1% | 2016/12/27 [ 2017/01/05 | ¥k L |  5.81 5.81 1,628 9,458.68 9,458.68 -
300586 | 28 H4 | 2016/12/26 [ 2017/01/04 | ¥k | 9.30 9.30 1,006 9,355.80 9,355.80[ -
300591 | /5H Ty |2016/12/30 (2017/01/10 | ¥k | 3.07 3.07 2,397, 7,358.79 7,358.79 -
300588 | EE35(5 K [ 2016/12/27 [ 2017/01/05 | il k L | 4.94 4.94 1,380 6,817.20 6,817.20[ -

TE: e nlE ] DL 4 SO BE BRI, I #8M_E B T — o7 AT B R I
Horp R Gy — ik N B B 58 H N i, A2 & 5 Bl 2 =) p 210 B Il i
FIRLE, ER BT R 2 e IR A A RE B lFeil; BN AREES SR LY
SREC AR, MW GEREC H 2% e bl H 2 B ANGE B thd%il. tbhh, S nlfEvks e
Bevid, WP EIER 2 (CEWAFRER AT ERINEG) IVERAEATTRATES, B
WIWHI SR B RATA R HkE 12 4> WA HE.

7.4.12.2 ARFFA B E SRR Z R R
SA: AR

BE BE 5h BIRAG g2 =15 BIR BIR %

fERE R R BE) .
R B H#A Lz H3# B R BB HESM |5
300065 | #3215 | 2016/12/08 | F K&~ #H4H | 35.89 KA KA 351,564 13,161,298.58 12,617,631.96| -
002509 | &) s % | 2016/09/21 K 12.53 A5 A 584,581] 6,923,966.45| 7,324,799.93| -

TE: ARG EE 2016 48 12 [ 31 H LR LU PRI A7 0 3RS T00R] e 7 25 H ORS00 T 2 I
FREIBEER s ISR AE Il A A ST B R B e, X8 B Pt i =

7.4.12.3 JARMZR EEIWA 5 NI K6
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7.4.12.3.1 HATH T MR IE R
T

7.4.12.3.2 XGRS IERE
T

7413 &RT BEX KR EHE

7.4.13.1 RKEHEBORMHRLEH

AREEG ARG, PO RS S U KU AR T B R B G, & TR R TR T
Fe, @ TR TR R AN T KU AT B8 i il e AR G 15058 ) < U H, 2 AR IR TR 4R
AR BT MRS S o AHE AR H 8 4800 20 P I i Y5 18 <k T B R 5% A XU 3= B A48 45
PR Bl e R B T 37 A o A 35 4 1) 35 0 T N DA S XU 75 8L ) 32 2 2 S O DA R 9
THIE PR (R 2 Y, A B 4 X AR 2 2 T A B ) LA S B XU TS 2 AT DC BB F) X
S GERSE T

ARG FE G BT A MRS PR R s, EF e AT N KU
AFEHIECAE . PR R R SR HEHS PRERK, AT ERSER AL WSH T ERE
EVER I B A A AN G BN N BB REAZ P AR, O AT o i <A BN 3 S M v [ IE M 2 B e
ZOE R SRR PR 20, AT B0 B R B RN, TR B SR T DA
FEOF VA IR, JFHEAT S P f MR BN St s AR ML 55 R A 2 T I RS L T S B B BN
BT A A AT, SIS i P b 55 0 D VA S o o] R AT e R [ R e, TR
UE M PATIEDUEAT R A, @ISR RS TOR I XUR S H 6 45 R PR P b s 2R (1) 18 52 AT
W W T SR bR A R AR R AT M AR USSR B PEAY, RSt BN & BT B IE . BT AR
PRV HIEE , % #5300 T 000 3 ARl AR A B BRI 25 0P, 2 HA A R BT 4% IR P8 b AT 157
JEIRHH A AL

RIEL RS I N T LUK HIZR A0 0, BB, RHEHIZE A%, KRGS
HRES, W EAG AL A Sl 55 B 1R B PR XU B B AR M AR R . A BRI B AN T &Rt TR
IR 67 3 77 9 2 S 00 T P 20 M 0 AT ) VR 2 A I A XU AR T RE i Ok . M I T
A R A, S DR 453 2 ) 7 B R 2 A L O [ 8 IR 453 2R RO BBEE o T AN B 2 A R A B2 L R, AR
PEAFEGHHR T bR, GG Fe 5™ Pric F et T RAHMEE R E XS B etr . B8, HHEH
AR, B R SR B BR AR S B SRR, SN P S ) b ARG EAT MR B L A A AV A

&

of

P‘
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AR N R A IR SR IR BT G 2016 SEAE AR T

FFIEIE AR BRI, g U Il £E AT RS BV TR Y

7.4.13.2 15 F R
5 F XK 2RI S e B IR A S5 R BIT AL TE, S REFIRIESR 2 RAT A
PUEZ) . R4S AT RIAAR BN, 58U &% =10 R RIS 28 AR AL A KUK -

{13 < R NAESE 5 RN 52 23 3 T I RARIRDLHEAT 1 7870 IOV Al o ARS8 I BRAT A7 3K A7
MIFLEAT T B BT, RIS HRAT A R S T U AN K AR AR AL 5 Tt AT
(RI5Z 5y #29 LArp FEIE S B0 45 AT BR TR 2 7] N7 5 0 T 5 UE 7 S ORI U 55, 1240 XU v REAYE:
RN

>

AR 4 R BN OL A8 I XUBG T BRIAU RS, e P B8 At A E T SR PP Al R IE 22 A AT
NS AR, Hoad i 0 B B 58 RAr B0 P AU

T 2016 4 12 A 31 H, AREERFFAEZHMHEGFHHRTER015 4 12 A 31 H: AR ARFFARE
it YLAT ZE4E RN SR A Rl At LA 525 o

7.4.13.3 WaNHERUR:

T AN KU 5 < AR JEAT 5 < b 7 BT JS A S5 I8 2 58 G A sk 0 XU . AL B AU Sh M X
W6 — 5 Tk H T BAR AR A N AT I R Bl LR IR e B, 53— 5 TR E TR B A A T Ak
FI 52 5 T 4N 8 R T ke £ 2 B PR e 5 R 8% W 4 i T VR AE 113t BRI B8 B i 15 LA BE AR
AR

st SEASHSE [ Y TR B T G, A e i ) N X A ) DU G ) 175 90 0 A 1
WA IF TR TR, RFFRE SRR A G AT IS~ 5 AHULAC . AT G (0 5 0 B NAE
L B R T BB K, ZsE AE AR T R 0 Fh i f A B R, 42 ) R G P e ] A5
RIS IE XU, A7 R R e S R AR 28

BEXS R B A AR BB B XU, AR R < A R < BN S8 A ST i XU A B ) e sl 1 E
BIEESR, SHRENVEFRAR AT R EL M B A A, S-SR O BEAR R . 4G 7RI (8] 9 AR 30 RE
TG bR LA TP AR ILRE J7 B0 8 b G091 LB 03 52 PR A ) 15 % R L0125 . AR SR 44

BT FRAT B T A B B B 10%, HANE S 5 iR & it BN
AR IR SIE R A — KA R RAT FRE S A I IZAE S 10%. AL G T f7 RHR 7 IEFR EUE SR AL
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Gy L, HRIRATAERAT 8] [N 3558 5, RIEER BE 7.4.12 m 53 BT 70 Jik <5 B8 7 A0 7 I 32

PREIAEE B AL SLAN, HRIIBE DS EMHE N AR . sk, AT 35

PEOT RN R AITERE K, e EIR— A B G R A BRI A SR E .
T2016 4 12 7 31 H, AFE G HrRSH 28GRl 76 1 & 202058 2 B B0 — A A AN AN

S TR [ e A7 B (T A B A ) e € 2 H HASTE IS, R T A BRI 9 R A B 45 2 213

Pl

e
¥
EE ¥
=
FSs
&
&=
5%

7.4.13.4 TR
737 A A2 46 2k 4 AT R Sl T L P 2 SO B A SR I 98 2 DR I Ak T 3 35 A A IR 3% 1 28 50 1
KA ARG, AR R ZR RS A KU R A A7 XU

7.4.13.4.1 IR

M2 IR 2 415 <5 i T EL B 4 e 0 B B <Y 52 T S A 2 AR Bl i A A e sl XU . M AR kv
<R T RIS I b T T A B TR S A SO AN E T R R, e VR Sl R 2R S i T R T i
AN IS 31 1R) 5 SRR 5 7 375 7M 2 FHT 58 IS 0 T AR SR I <B IR 5 e 80 XU

AR e <5 10 < BN T SR AR R < W (0 R R AR I s R AT A, IR E I R A S I A
A5 T B SR A R AT B

RIEGFA SORAR R R s - R A AT R, BT RA K G ETE 36
MEAER AR BT T T A R A . AR BB R R BURE B ™ RN BATAE R SRS
B AR IRIE S K iR 154

7.4.13.4.1.1 R XKD
AL, NI
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IR 3MAR SAMHELIE | 1ES4E | 54EUE N7y &t

2016412 H 31 H

Vit

HRAT 3K 46,130,953.59 - - - 46,130,953.59
B R N R 2,834,775.02 - - - 2,834,775.02
R IES 260,509.92 - - - 260,509.92
58 Gy P ARl . . - 364,640,697.87|  364,640,697.87
S R S35 5K . - - 2,910,559.24 2,910,559.24
ISLRERIDSS . - - 9,374.95 9,374.95
AL FF 3,486.90 - - 60,403.69 63,890.59
igad=a7e 49,229,725.43 . - 367,621,035.75|  416,850,761.18
Uik

ARSI SR . - - 9,748,032.99 9,748,032.99)
ISRREAETE . . - 274,274.36 274,274.36
ISARRERE N AL . - - 526,971.79 526,971.79
LA B - - - 87,828.63 87,828.63
RLATAE 5 2l . - - 1,162,026.86 1,162,026.86}
LAt 745 . - - 290,679.68 290,679.68
viki¥sere - - - 12,089,814.31 12,089,814.31
R AU B R 11 49,229,725.43 . ] 355,531,221.44]  404,760,946.87

EEER
3MAR IMAELIF | 1B5F | 5FME At &t

2015412 H 31 H

Vigas

HRAT 3K 25,982,928.27| - - - 25,982,928.27,
B R N R 6,358,868.29 - - - 6,358,868.29
17 H I 42 700,029.89) - - - 700,029.89
58 Gy P ARl 20,711,070.90] 4,008,800.0Q - 561,079,478.98]  585,799,349.88
ISLRERIDSS - - - 1,271,842.88 1,271,842.88)
AL FF D 2,981.16| - - 464,952.63 467,933.79
igad=a7e 53,755,878.51 4,008,800.00 - 562,816,274.49|  620,580,953.00
Uik
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AR SR SR 3,997,401.85 3,997,401.85
ISRREEAETE 1,210,775.42 1,210,775.42
ISR EESL YN 770,500.34 770,500.34)
LA B 128,416.74 128,416.74
RLATAE 5 2 2,594,013.81 2,594,013.81
LAt 47 £33 386,520.17, 386,520.17]
viki¥sere 9,087,628.33 9,087,628.33
R AU B R 11 53,755,878.51] 4,008,800.00 553,728,646.16]  611,493,324.67

T RAFR AT B KARIIKREANE,  FF% G 2000E A R FoHE i H s8I H s VR E
T,

7.4.13.4.1.2 FRR K KBURIES T

12016 £ 12 H 31 H, RIS RFHLHIEGIFHRT(2015 4 12 H 31 H: AEGFHFHHIL S
PR TN SO E 7 564 2P E I LB 4.04%), IR UL T3 R 26 1 A8 sl T AR SE 4 B P v (6
HAM(2015 4 12 A 31 H: [).

7.4.13.4.2 SMC RS
AN IR i <k TR 2 S BOR SR BL T RNV SR AR S T A AR BB X . AR dE <
IR Bt S St AN RS, PR B AN XU

7.4.13.4.3 HAtMAE XU

LA AR A% IR 415 i <5 P 455 < i T P 2 S B BOR SR BN <57 B PRI ok i 3 M) 2R A AN 22 DL AR
(T S s R R AR BT R A e B (R AU o AR 4 2 B B TR ZR 38 & i b T slRAT 1) R 17 352 5
(AN S5, T 1 AR ks IR AR T BAMIE S R AT A B B 42 5 5 B SRR Bk S IO B o
AT BER YR T UEZR T 37 BEAR P B I 2

AT B I B BENAEA AN B R A i A e, SR BT R RO SENS, B X E A
DRI DL BRI 0T, S SRR IS AT G 00, M B I B R L S A B e s B B MIE SR
(RI5E PRI BT S B3 MT, SEHRAT & 2k i R 240 Y Bl O B0 58 i P EAT 058 . AN IR 0 BN
WAL S SO A ALA, BRI, B ECE . IRTH A AT B, RESINI AT RE R A4
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RIS U o

ARSI I I BB AL B L BRI AN U o AR g B 2L 45 r SR 35058 A1 Ao s D 2
G 60%-95%; 5107 BUIE. B2 M7 TR K [ SIS M AR SO vF 2k e 50 B8 (1 L fh <k TR
2B BT I LLBITE Y 5%-40%. BRAk, ARSIk G )k 68 BENRE H X AN L 8 i R BOUESR 0 52
MR, € HiE M 2 R E BTN S AT KIS LB, A4 VaR(Value at Risk) 45 b kil il A 2k
T e FRIPEE CE AN A RS, RIS T St o XU BE AT BR B A28 o

7.4.13.4.3.1 HAb4HE XS A

Sl AR
A AR
2016 412 H 31 H 2015412 H 31 H
LES eI
A
i e
AR AR
fEi L b
(%) (%)
L Gy A A — B S AR TR 364,640,697.87 90.09 561,079,478.98 91.76
22 55 eI
22 55 Ve e — e R A
AP R — SR
&1t 364,640,697.87 90.09 561,079,478.98 91.76

7.4.13.4.3.2 FoARA A XU R 4B

(5854 Fas R AR AR E X 50%+ K AH/NEEFEEL X 50% LA AR i HoAth 1147728 & AR FF A28 |
X B A e H 3k 4 % PRI E Y
S ER (Rf: NRM )
AH IR ARG AR & 1 AR B PN ES AEREE
2016 4F 12 A 31 H 2015412 A 31 H
AT

1. RAHEFEE X50%+
FA/NEEFEE X 50% I
Tt 5%

W% 2,779

#n#) 4,128

2. RMEF/IEH X
50%+ K AH /N B HE 2 X

2y 2,779

/%) 4,128
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| | 50% % 5% | | |

7.4.14 5 BT ERAIIAT SRR T Ul B B AR
1) ~rhE

(@ &TEARUMETTERI
A AT ELIRPEREG B A SR ETHEARARTT 5 A 3 SR A B PR R

B

BB MRS B G TEER TT3 ERZ T B R
SRR BRER — R U B AMH O B 7 B 4 £ B R R4 AL (R
=R HSRBE P B AN AT I R A

(b) HFFERLARMMETHERER TR
BRI ER T BA S E
T 2016 4 12 H 31 H, AFEEFA M LLA uME & AT NS R st i &R st~ g T
F—ZIREIREUY 343,047,750.95 o, JETH 2 IRIIARBUN 21,592,946.92 76, ToJE T55 = 2K
RB(2015 4 12 H 31 H: 5—)21K 501,445,441.93 Jt., 2 —JZIK 84,353,907.95 i, LB T =JZIK
AR AN) -

X UETFAC 5 fi L SR AR, A5 B E RS R 52 5 NG ER (B AR R A5 I (22 5 A
R BUR TARAITFRATERG O, A A S THEM O 255 KRR H IR 32 5 ANHER A IE) &
PR 0 IR R AR SR P SR AN 53 1 2 SCME AN — SR AR A4 1 B o SR RO AS W] i A A x
TS BRI MR, W E A R ICEE AT & SUHE SR 2 — R IR =R IR

=R SO AR BN A AL 5 5 0
T

() FAEFFEEMUIA RE TR SR TR
T 2016 5 12 H 31 H, KBRS AR FFHIEFEMI LA o ETHER /s r=(2015 4 12 H 31 H:
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EMZERN.

d) ALasptrEitENEiTA
AL SEUHME T B Rk B A 4 5 2 B M GRIUN E Al e 5t K oE S 2 fe

(2) BrasedrEsh, BEH 0GR H A &0 i 2 I ) Hofth 5 224050

8.1 MIAREEFAAENR

88 HWHEAAHE

SARAL: NIRRT

i3 4
JF5 i H &
LB (%)
1 R4 364,640,697.87 87.48
Hopr B 364,640,697.87 87.48
2 ] 7 A 7 4% % - .
Hrr: fiip - .
B HFUESR - -
3 el ks gty - .
4 SR ATAE AR - -
5 TN IR A 4 ik 5 7 - -
Forre SEEW =m0 D 1 SN IR 45 4
i ' '
6 AT B &AM a1 48,965,728.61 11.75
7 At 2% T 3,244,334.70 0.78
8 At 416,850,761.18 100.00
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8.2 HIREAT WA RIBEREAS

8.2.1 R WIARALAT W70 KA B N B R I i 4L 5
EAEAL NRMT

EE XAt

ELEB] (%)

(e Tl 2 ~RME

A VIO NN ON:: 4

B PRI 19,988,177.92 4.94
C il 207,418,354.15 51.24
D B0 #T0. RARSOK AR = AL L 37.917.66 0.01
E it 4 21,722,278.75 5.37
F AT 27,185,613.20 6.72
G IEISH . B AEFIIREOlY 9,458.68 0.00
H A5 FE ol

| AR RS BRI 28,314.063.44 7.00
J Gl 17,214,990.00 4.25
K J5 H Y

L TR G FNR 25 R 55l 5,890,388.00 1.46
M RE W58 AN AR S5\ 816,750.00 0.20
N IS RSN 2 i it i 141,787.50 0.04

0] JERMRSS « ABBEAIEAR IR 55

P HAH 22 484,434.83 555
Q TPAMMtSTAE

AL REALG R 13,416,483.74 3.31
S e
it 364,640,697.87 90.09

8.3 MR A SAHE LB S E LI RN HEF I BT A B B3R 48
SR ARG

SE- S ARl

B LLBI(%)

Frg | RS i 22 AR K (k) NRhE
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1 002411 Wb RE A 1,180,420 31,930,361.00 7.89
2 603377 IR TT I 1) 556,959 22,484,434.83 5.55
3 603108 ISR 686,220 20,970,883.20 5.18
4 300340 AHE B 302,441 16,062,641.51 3.97
5 002343 REOUAETE 297,022 13,416,483.74 3.31
6 300065 VR 351,564 12,617,631.96 3.12
7 601233 A A7 824,078 11,833,760.08 2.92
8 002768 BB Ay 462,996 11,500,820.64 2.84
9 000980 Kl e 772,200 11,142,846.00 2.75
10 600497 Uth 7 B 1,440,500 10,126,715.00 2.50
11 002195 —=0E 826,340 9,354,168.80 2.31
12 002456 KRFEE 260,980 8,946,394.40 2.21
13 300202 R 360,849 8,876,885.40 2.19
14 300377 F S 236,100 8,813,613.00 2.18
15 000060 HH U8 T 779,500 8,691,425.00 2.15
16 002236 KA 630,200 8,621,136.00 2.13
17 600362 TLPE4, 513,300 8,587,509.00 2.12
18 300296 )37 4 241,700 8,150,124.00 2.01
19 002509 RITHR 584,581 7,324,799.93 1.81
20 002434 TR 457,622 7,321,952.00 1.81
21 000928 HH X [ B 414,864 7,272,565.92 1.80
22 002341 AR 338,300 7,134,747.00 1.76
23 002127 A B LR 513,100 5,890,388.00 1.46
24 002094 HHET 168,897 5,066,910.00 1.25
25 002777 AR 53,719 4,845,453.80 1.20
26 002310 R I7 I AR 335,400 4,745,910.00 1.17
27 002258 FIRA 379,100 4,712,213.00 1.16
28 002013 AL 244,050 4,463,674.50 1.10
29 300164 TR A 431,338 4,460,034.92 1.10
30 002024 BT 370,000 4,236,500.00 1.05
31 000728 JCUEFR 203,700 4,053,630.00 1.00
32 300033 [ 615 58,200 4,002,996.00 0.99
33 601377 MlVAE S 522,240 3,995,136.00 0.99
34 601555 REIES 299,600 3,975,692.00 0.98
35 600759 PHBRIMS 396,000 3,888,720.00 0.96
36 300237 EREHE 224,000 3,736,320.00 0.92
37 000059 R I o 294,000 3,498,600.00 0.86
38 000783 KATIES: 313,000 3,201,990.00 0.79
39 000018 PP IR 288,528 3,087,249.60 0.76
40 603799 e R 79,058 2,780,469.86 0.69
41 600141 MR 138,100 2,100,501.00 0.52
42 600686 EWRE 143,550 2,039,845.50 0.50
43 600085 [ 4= 65,000 2,039,700.00 0.50
44 600820 SesElively 184,300 2,029,143.00 0.50

2 47 D13k 58 T



AR N R A IR SR IR BT G 2016 SEAE AR T

45 002640 5 5% 108,100 1,978,230.00 0.49
46 600150 HH [ AN 69,800 1,927,178.00 0.48
47 002407 ES E2 69,890 1,907,298.10 0.47
48 002673 PUERIESS 90,600 1,881,762.00 0.46
49 002683 PN 11 170,350 1,512,708.00 0.37
50 603823 HETE 36,764 1,203,653.36 0.30
51 300469 = RRRE 12,976 1,039,637.12 0.26
52 002530 e N g 32,044 1,032,778.12 0.26
53 002546 FECHT 100,792 914,183.44 0.23
54 601668 Hh [ 5 94,300 835,498.00 0.21
55 603017 TR 37,500 816,750.00 0.20
56 000606 *ST G 53,229 605,746.02 0.15
57 603601 AR 37,501 603,391.09 0.15
58 300115 KENG = 23,108 602,194.48 0.15
59 603589 (S 16,614 533,807.82 0.13
60 002383 AR 10,400 514,800.00 0.13
61 300303 R ks 36,634 323,111.88 0.08
62 300073 AR 6,124 263,760.68 0.07
63 603678 KIEHT 3,215 243,214.75 0.06
64 600996 pi e 12,500 234,875.00 0.06
65 300385 TR 4,450 163,982.50 0.04
66 300119 Hii W A=W 9,297 159,815.43 0.04
67 000888 WA Lt A 11,875 141,787.50 0.04
68 300285 ESRy iy 3,029 118,464.19 0.03
69 601375 o R IES 26,695 106,780.00 0.03
70 603298 Pt X4 3,641 88,403.48 0.02
71 002832 bl 55 1,158 70,290.60 0.02
72 603577 I 4d 2,460 69,642.60 0.02
73 603218 H H Bt 1,652 68,805.80 0.02
74 603877 N 3,180 67,734.00 0.02
75 300583 FEFELEDY) 1,582 63,738.78 0.02
76 603416 BEREHRA 1,076 53,886.08 0.01
77 002833 5L H 4% 2,743 48,331.66 0.01
78 603058 7K WA 3,869 42,675.07 0.01
79 603886 ot A 2,241 39,665.70 0.01
80 603228 SeHERLT 1,642 38,028.72 0.01
81 603689 e IR 4,818 37,917.66 0.01
82 300582 JERE 1,359 35,157.33 0.01
83 603239 WL Alam 924 29,059.80 0.01
84 002835 7] A i A7 1,126 24,220.26 0.01
85 603035 i AR 2,316 24,179.04 0.01
86 603266 RISy 1,562 22,852.06 0.01
87 300587 R A 1,438 20,290.18 0.01
88 300310 B 678 16,502.52 0.00
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89 603929 T FHEE K 2,193 15,592.23 0.00
90 002840 4 11y 1,814 11,881.70 0.00
91 002838 T8 B Ay 681 10,405.68 0.00
92 603186 EIEHM 1,874 10,063.38 0.00
93 603032 i 1,628 9,458.68 0.00
94 300586 LM 1,006 9,355.80 0.00
95 300591 JTRL 2,397 7,358.79 0.00
96 300588 FREE(E S 1,380 6,817.20 0.00

8.4 MEH AR EBR R ASHE AR
8.4.1 RiHFTA & HIRIES T FE 2% 5HT 20 4 KIREE A4
SRR AR

SR IE Sty
5 Ji SEARRY JIE B A4 R EN L S DN FE A LA
(%)
1 603799 2y g |4 54,261,283.59 8.87
2 300065 HEAE 45,182,859.35 7.39
3 002768 By 45,094,718.83 7.37
4 002341 Ry ST 36,210,848.51 5.92
5 002546 Bk 33,054,937.76 5.41
6 603377 ZKITI 32,752,203.66 5.36
7 300351 TR DT LR 31,792,208.59 5.20
8 000018 PP A3k 31,416,843.21 5.14
9 300469 = RRRE 31,251,879.17 5.11
10 002450 FRASH 31,187,181.07 5.10
11 002343 AL 28,429,003.58 4.65
12 002411 Wb RE A 27,894,976.40 4.56
13 002456 KR FEE 26,670,602.82 4.36
14 300302 [ B 26,348,029.38 431
15 300340 ARHE B 26,014,090.02 4.25
16 002709 RIGH KL 24,009,999.17 3.93
17 002530 F R 23,656,976.01 3.87
18 300073 AR 23,137,433.20 3.78
19 002626 SR 23,029,930.16 3.77
20 603108 THIE ST 22,744,071.86 3.72
21 002245 TN S 22,422,812.85 3.67
22 300310 Hamtt 20,810,874.40 3.40
23 300360 JEAERH 20,803,398.42 3.40
24 002108 EPAEZS 19,732,791.14 3.23
25 002639 N 19,048,366.50 3.12
26 002407 ES £ 19,021,000.49 3.11
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27 300481 T RH B Rk 18,785,735.13 3.07
28 002502 YA 18,591,362.34 3.04
29 300248 B 17,244,965.92 2.82
30 000858 FUARTR 17,170,370.13 2.81
31 300327 LT 17,046,852.22 2.79
32 300078 JREI S 17,033,947.69 2.79
33 000779 =B 16,995,692.80 2.78
34 300136 fEYEE 16,976,910.51 2.78
35 002643 JiiE Ay 16,601,218.86 2.71
36 603601 HIRHL 16,231,409.97 2.65
37 300014 o481 R 16,157,176.96 2.64
38 002494 R I 16,052,172.85 2.63
39 002001 B RR 15,891,383.55 2.60
40 603026 VEPN|iEc2 15,815,535.35 2.59
41 300047 R} 15,709,192.20 2.57
42 300401 e A 15,562,460.86 2.54
43 600565 it 5 1 1y 14,534,610.78 2.38
44 000701 HIMER 14,237,577.32 2.33
45 300207 JRHE 35 14,055,442.95 2.30
46 002426 JE T 13,854,627.35 2.27
47 300202 il 13,765,684.73 2.25
48 300364 HH A2k 13,693,746.46 2.24
49 000651 ¥ I HL2% 13,682,212.02 2.24
50 000959 HE A 13,648,415.75 2.23
51 002127 A B FL RS 13,644,850.34 2.23
52 600667 N R 13,533,984.00 2.21
53 300033 [ 4157 13,488,214.33 2.21
54 002236 KA 13,430,609.97 2.20
55 000725 WA A 13,378,605.40 2.19
56 600418 R 13,185,302.60 2.16
57 600105 TS A 13,124,965.78 2.15
58 300232 PRI 13,120,870.18 2.15
59 600298 27 R R] 13,090,884.27 2.14
60 000980 i d iy 12,603,239.95 2.06
61 600459 pigiRzEN|4 12,403,751.91 2.03
62 002094 HHET 12,304,033.60 2.01
T CSENGH (B SEANEE AT S SA0 (Esz SN 545 K SE A 8 Rk

AN AR E ) B, AFEHRZ S

8.4.2 RIS & HIRIES B FE 2% 5HT 20 4 KR4
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o ) 4
F5 Ji ZEARAY Ji% S A PR A R 132 A P A EL A
(%)
1 002546 Bk 52,040,258.94 8.51
2 603799 R 48,929,395.36 8.00
3 002466 R 42,305,790.97 6.92
4 300367 RKITM I 37,722,739.43 6.17
5 002768 By 36,629,774.05 5.99
6 300351 TRt FLAR 35,573,454.39 5.82
7 300310 Histhad 33,974,437.68 5.56
8 000018 PP IR 32,804,779.10 5.36
9 002341 Ry S5 32,360,279.63 5.29
10 002450 RS 30,683,136.93 5.02
11 300065 WA 30,161,558.39 4.93
12 002494 A 30,009,482.05 491
13 300469 = RERRE 29,108,587.37 4.76
14 300302 A % 28,541,232.96 4.67
15 002709 RIGH L 26,195,109.79 4.28
16 002530 F R 25,700,515.12 4.20
17 300073 YR 24,406,291.10 3.99
18 300078 NE S 23,537,858.22 3.85
19 002626 IR 23,332,024.45 3.82
20 300481 T RH B Rk 22,385,872.96 3.66
21 002245 RS F=" 21,057,595.30 3.44
22 300031 FIERHE 20,160,998.70 3.30
23 002108 M B BR 19,650,178.46 3.21
24 002639 ESPNih) 19,420,575.66 3.18
25 002502 Yeisctl 19,290,348.93 3.15
26 300136 fEYEE 19,090,706.02 3.12
27 300360 JEAERH 19,002,294.39 3.11
28 002456 KR FEE 18,481,830.11 3.02
29 000858 FUARTR 18,397,677.71 3.01
30 300327 HHE T 18,081,576.70 2.96
31 300401 e A 17,978,205.16 2.94
32 600745 o A 16,963,914.83 2.77
33 002001 BRI R 16,884,209.92 2.76
34 300014 {C.A 8 RE 16,795,572.80 2.75
35 603601 HIRH 16,650,419.79 2.72
36 300248 BT 16,432,287.76 2.69
37 002407 EZ K7 16,409,337.59 2.68
38 002668 LR 15,970,143.32 2.61
39 002343 REOUAETE 15,591,248.46 2.55
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AR NIRRT T 4 2016 A FEIR TS
40 002643 JIiE Ay 15,446,870.65 2.53
41 600298 L HLRERE 14,702,914.09 2.40
42 000558 SEHRE 14,656,576.24 2.40
43 000959 HE A 14,614,029.96 2.39
44 300207 JRHE 3% 14,467,278.99 2.37
45 603026 VEPN:%i< 14,275,570.12 2.33
46 300113 I PR s 14,019,198.96 2.29
47 000725 AR A 13,822,200.05 2.26
48 000779 =B 13,792,438.80 2.26
49 603866 Mk 1 F, 13,737,214.78 2.25
50 300232 VALEERE53 13,604,734.06 2.22
51 000651 ¥ I HL2% 13,429,147.03 2.20
52 300364 HHCAEZR, 13,320,320.56 2.18
53 600030 S IESR 13,319,932.89 2.18
54 002425 Ul 12,992,088.10 2.12
55 601388 TRER T 12,869,262.37 2.10
56 002426 JHE T 12,863,688.68 2.10
57 600418 THER S 12,822,627.46 2.10
58 600105 TS AR 12,744,071.62 2.08
59 300011 LN ESFN 12,537,596.32 2.05
60 600565 i 5 1 1y 12,262,972.52 2.01

TE: KA (BRI A

ALHA S LAAZ B ) 3181, AF AR 5 B

8.4.3 TABE ) RA SR B B E R B

S A (B HBCRION™) 4K

\

FRAZ W K

Bpr: NRM
SEANBEERI A (RAS) i 2,901,748,902.37
SEHRERRN (3E) B 2,963,601,782.25

e CSEANEHT (BEKANBEERA™ |

AN AR E ) B, AFEHRZ S

8.5 MIRZEFEMF O RNMEREAS

AIE ARG AR R I 57

8.6 BRI A SMHE 5B S H LB /DN HEFF AT LA R s R A

AR gAML

WIRRFFA B

5 52 ji4k 58 11
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8.7 BRI A A E LB SR E LI RN IR B SRR SR 8 40
AFE G AR IR ARFFA B SHFFIESR -

8.8 MEHREA AIESESFFE LA DRI LA RSB HA
AIEEAREARR A TR

8.9 IR FatHE b e B 15H b5 K/ NP B BT A2 BGE SR A
AIE AR AR R R BGIE

8.10 MEHIRAES B HIBIRHHIZ HHOL UL
8.10.1 #HREMRAE ST MBI AR 4

AHe G AR AR RS A B 02

8.11 R ESARAE S BB 1 H U 523 5 oL vt A
8.11.1 WMEWIRAZESH B H R R A2 40
AT AR AR ARFA E G5

8.12 HBHAAMEME

8.12.1 A N ATE G E AT+ 2 TR RAT RIS I BTSSR A, BER S
Gt AT —EAZ B AT ST TR .

8.12.2 ik i I A A ik 4% BE ORI 42 I S H IO FEHE < R R e A 0 I SR PR A IR

8.12.3 MK HAbE IHB =14

B ARt
75 e G

1 A PRIE 260,509.92

2 I WACAIE 25 17 R K 2,910,559.24

3 JSZHAC ]

4 IV ilDS) 9,374.95

5 T2 AT R 63,890.59

6 Hopth RS K

7 T H
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9 f=ann 3,244,334.70

8.12.4 FARFEA HAb- T B i T B 535 AR
I AR AR R b T O I AT e 57 o

8.12.5 FARKHI+ 4 B hAFAETIE Z FR B I AL A
AL NIRRT

TOEZMRE A | HEEET B
g | REARD i Ui 32 PR A L B B
FOMAE 1 ELA7] (%)
1 300065 W25 12,617,631.96 3.12 | HEXIE KF I

8.12.6 HIEAAIRE HERIFAMICFHARE
PRI & R, BB E IR E 2 S ST R R 2.

89 EEHFRAEAEE

9.1 MRESHIRFE AN BLEFAANGH

Brgeps: 4y

RPN |
FEIREA IR Ak e N e
XD NI RE-((fn)
F S SPSE Al b A
R SR AXI B 14
e A3l Et 3]
21,141 10,736.84 28,811,825.19 | 12.69% | 198,175,778.98 | 87.31%
9.2 HiIAXRELEBFEANMNLANRFTEELARELERBNR
I H A AUSE () 5 54 AR 45 L A
HEEBNITEMIN GFE
1,936.28 0.0009%
PN
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9.3 IRESEEANMN RFFA AT HAZESHHUE EX FEHELR

i H

FrA eI EREBEXE O36)

ARNFEHPE BN BB
WEFCERT T ST NRFA AT &

0

ARSI G I G A B AT IS

0

§10 FBERELHEHLH)

B iy
REeAFAH Q009 4F 1 A 21 H)HEE 4% 826,057,598.05
AR S A 4 B 255,384,083.17
AHR A H R G R e 4 59,568,720.30
P AN A 4 L ] 73 400 87,965,199.30
AR ISR R S
AR S IR k4 0 226,987,604.17

811 EXRFf#Em

111 ZEHFRFE ARS R
T I T B AT N R S PR

112 ZEEFHEAN, ESFEANENESTERNTRWERASZR)

HEEHA.

ANET 2016 4 2 7 3 HAA A BEERK, BRITosedE 2016 4 2 A 2 HilEA FHEIE

ApFEHFK, HBRREEBEAAFHEFK,

ANET 2016 £ 7 6 HAAAE: FADANER, ZRaitH 2016 47 H 4 HilgAFHHE

. /NSITEIISEZSE

AAFT 2016 49 H 24 HRA A BANER, FEHEEAER 2016 49 A 22 HigAFHH
EARNFESSE ., AT IV L REIS e A A A J FE S 2
ANHETF 2016 4 11 A 5 HRATAS: H 2016 4F 11 A 4 Hild, B L AR FREIRE

HEFEE N
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113 WRESEEA. BEW=. EEHELFHIFA

W AN TG IR SE N B RSB SMIFA.
11.4 BE& BB RIZHIHR

A5 0 P TG 4 5 SRS 1) 5
115 RESHITH IS THIES B

AN, AT AR R A DO R I T T 25 BT e 4 A B I S A R T Ak
3 R ST R 55 BT R ] 4R 60,000 G, H AT THHLAG AR AL AT TH IR S5 (RELLAE Ry 8
.
116 BEA. BEAREBREBEANRAZEERLTSHELR

W, EEAN FEEARZREESLY, TRRMEEAN T8 AN RE AN ZEE
AL
11.7 ESHRUESR AR5 BITA R E
11.7.1 B AERA TR 5 BT TREER T RSB

i ARG

it NS AT Z S5 RS B 4
5
5 o b7 b 24 AR )
J5 Pl A4 PR L TH - - #iE
AL 4 SRS L 4 4 RER
HE
A e EL i1
F2E SR 1| 1,989,596,725.12 33.96% 1,852,911.86 33.96%
[l AR 1| 1,130,934,000.60 19.30% 1,053,238.86 19.30%
IR R 1 910,897,041.44 15.55% 848,316.89 15.55%
JIA IS5 1 767,135,241.51 13.09% 714,432.67 13.09%
ESEERNS 1 618,780,821.61 10.56% 576,280.06 10.56%
rh ¥R 1 441,611,907.18 7.54% 411,272.14 7.54%

e 1 B eZiin e R b5, CUnER b BEUESR S0 455 A PR 5TE 2 7] WOBRURIEE 22
20T BANIE AU 3 e 2 A AR H R IE SR 45 5 XU ik < ) BRI S 7

2. o T M PR

1 BEARGHER F2 R A

2) W3R R aF 2 E AT R

3) WEREEAE, i, R A i R

4) BRI afFIr @R mm. Za Ml insk I, 52 5 8Os & B S AT IR 52 5 I/ 2L,
I RENA R IR A AT E B RS
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5) WAL, AT [ 2 HIRT FUHUA AN MR N 5 RE S L SE L AT oy AR S G FR 1 2 0
LU AT TIEE S B BT RORT FEIR T S B AR RS

3. A5 HITHIEFERE -
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