Eﬂ%&%&%

E= BOSERA FUNDS

B 2 —E R R ST B R B

2017 58 1 FHFiRSG
2017 4£ 3 A 31 H

EE&BEAN:. BNESEEFRAF
EESFEEN: HRBITBRBAERAH
WEXEHHEE: —O—b&ENA—-+—=H



I

S| = &

— BOSERA FUNDS I 228 —4F S8 PR S BOE SR 4 R 3 4 2017 4658 1 s

|

§1 EHERR

e EH WA E RS REFRIEAR S R E R E . R S EPRR B E Kits, JF
of e A AR R B . HETR M R TR B AR AR AN ) R A BT

HEFE NHBERAT R AR AR RE AR S S FIE, T 20174 4 A 21 HEK T AHSE+H
(I 5548 FR AR AR R HEMEENE, RIERZENEAFEERERICE. # SRR |
KB -

B PN AW LSBT B0 B 0 R 0 R 8 R e 0, (RN GRIERE 4 — 2 B A

BE MG ARER I . BT KR, $ 98 FENE 43 08 e SR AT AT 4 Bl 5 A
S ESE SV R

AR 55 BORERZ

AREWIE 20174 1 H 1 Hifg% 3 H 31 Hik.

§2 FH &Mt

FEA TR TE 225, — 4 2 I it
H4 ERAY 003682

FaiEfE ESAEPIDIEN
EEGRAERH 2016 4F 11 H 15 H

e AR IE S R B 515,240,254.75 1}

ek B b TR BRI T, ARSI S LI e, BRI E ™
B R, Fafi. RESafy.

AFEg@E g B R AE R ARG A e T ALE T AN S

e QAR 757k, W B AR E R A R I RIE S (E RS RARAT

YRS FME FSS I e e g SR E 2 A G B L A

H R 24 0 5 () P 5 25 26 x90%+1 AF 1 IfE SR % (Bijs)

A SR 10%
R 264 REGNFHFMES, WSS E T REmTimEes, KT

e RETIE S . RIS, J& T P KUK 35 172
FHEEHAN TR JEe 4 FR A PR A )
HEEHEN HEARATIRAD AR A H]
TR HIEE MRS | BN 2250 —FE T A TR 22 5L — 4 2 HH3i C
@ R IEE TR 54 | 003682 003683
WEHR TR HIEER
N 514,334,193.51 7y 906,061.24 i

§3 FEWMERIENEESFERI
3.1 ZEMSEHER

Az ARMT

B LSl \ s




RS

m

E= BOSERA FUNDS T 22 a0 —4F s WU Ui BAE 4 HE 0L & 2017 4F 40 1 RS
(2017 %1 H 1 H-2017 £ 3 A 31 H)

T 225, —F 2 JF it A TELI 22 5. — 5 it C
LA O S B R 4,119,831.97 6,360.27
2 A A 1,169,564.80 1,167.71
3BT 35 3 S A A A HA A 0.0023 0.0013
ARG 1A 513,618,052.12 903,453.31
5. HAR I S 0 A 0.9986 0.9971

e RO SLH S FE AR S AR HIRLE N . BB ES . AR A& A e a2 s kst ) 40
BRAHOC 5% G IO A0, A SUTR ) A 1) s e s in_E A 98 Se i 2R sl 38

LIRSS EIE A AL SIS, NS G AW%MW 3 7K B
TR o

3.2 S FERIN

3.2.1 AR EHRSHBUHEN KR LIS RS R m 2 5 B
1. W23 —EEETFHA:

 GEERE | BRERE | R | TSR | B
i @ BE® | mikaxe | sxkgze | O © | @0
d%= 0.23% 0.04% 0.27% 0.07% 0.50% 0.03%
/[\H . 0 . (s] =-U. (s] . (o] . (o] =U. (s]
2. WY EIRC:

 BEREE | BRERE | LR EOE | LSRR | B
br&t @ BED | mlkaxe | axkgze | OO | @@
J;\[\iﬁi 0.13% 0.04% -0.27% 0.07% 0.40% -0.03%

3.2.2 HEEFRIEHUR He RIHMEN KRR KI5 RS B b s R 23]
HIEL AR
1. W23 —EETFHA:

| — 18— e A AR AR E — A ERE|

0.50%
0.00%

—U: 50% \d-\\’\\ W
e L P
K

-1. 50% p—

—-2. 00% X / \/\ P et e
: N

—-2. 5% {\v/

-3. 00% L : ' L l L : : 1 ' L

"(//b// -(/1,)]/ (//6,' (/,'hl (/1/01 ;(U""'/! (11/0)( (//,0) a(/j/() 0-.(//-» {0170.'{7\
b <o

2. TR RIL—EFREIFHC




= SHEE

== BOSERA FUNDS TN 22 54 TE WP TR G 7 B UE 7 3 B & 2017 4R 1 AR,
|— @il — R ECH AR EE — Bk
0.50%
0. 00%

—U.‘ 50% \d~\\_\'\ H’\A\V
b= I

-1. 50% =

—-2. 00% l / \/\ P eetlime e
2 K- -

—-2. 5% T\v/

-3. 00% L L . L L L . L L L L L L

e, <00p, S0p, <01a, <01 S0j>. S0pn. 07> Lpn. <0ps. <)
6 67,2016, <016;. j i ) > % %
)/] /’; )1]";;',’, )1‘109 )133‘.-) /0]01 / 0/ ] 7 /0")0(,' / O‘J/ 7 /{).,0‘:, / 0,, !-; ’f).f‘__/ls‘

E: AREEHFEESEFET 2016 £ 11 7 15 HARN. #HIRAER SRS ERME, B R A
B HAEANA H WA S BTTH A OIRF AR S A RS+ 4 (2D BEERr. « (1) ##
BRA A RLIE o« AR IR & R SE B B

§4 BEHEAMRE

4.1 ZELH (RESELB/N) FHr

FEAR T G Ik < 20 T IR EZF

(EIE B Q% B

w4 W%

2004 FREAEJE 1T
WATEFZ HHEE .
2008 AFEhNNTE I 2L 45
HARAR, DMEMFHREL
Zy [ W A AT O
I HLI 30 Rfjidr2E4 .
I & % R — & e AT
e 4. T H A #
EASC AR A 4 T
WA Hi S i i 4
MR, BT E IR
i ek R 4 P 2H 5 T
AR 2 E 18 M H
2016-11-15 - 8.7 | I i FF (LOF) B4
TR R R IER B T i 5
G TR A A 2R
T AR TR e,
MElEE R M T EE.
T I 42 1R T R 4
YRR R e S S L AT
PRAF 4 1R ETF 4. 1H
AR B 2t 4. 2
18 A H Wk
B4, RIS
I A 5 G St AT S
I 18 M HE k4.
A B A i s 4 1

[ 5 WAL 2k
B e
BT
JB S aiei

B




T

S| = &

— BOSERA FUNDS TN 22 54— 4F RE WP U7 BUE SR BBt 2 6 2017 4R 50 1 TRy

b el fii 3 4. R
IS,
RS TR S I AR
15 18 MHEH 4.
Al mEse. MK
oL — RIS
iR EAfFi iR S 1
A3 S 457 f55 2 25 4 1100 35
E5M,

4.2 FEANREYAFESBEERTEHBRKHHA

FEARIRE N, ARSEHNEIEN 7 PN RO EESR S5 ek SIS TS it
W ARSI e G 5 AN A OGEHE IO RE , JFARBR IS B or. & Tiiids. BUE
TAES N E PAE G50, N RA NVERR 8. AR A, ReRlEHns
A IRIFIANRE G S FFIRE, B ISR AR 179

4.3 A PRGERHH

4.3.1 AP G H EHIPAT R

RGN, ARESEHNHEPIT T GEFRRRSER AR AP S ERETEL) MAF
I RE 158 S AR R P

4.3.2 RERXBTRANETUH
WEHN R KA S HFERTEZZHITN.

4.4 WEHNE ST RRIAZEDHT

2017 F—ZFfE, fiFMyRATEAT ARG, TSNS KIE AT, 58 MBERREMN R
SRUERLFFT AR, BB AR S, Bt 28k BT, MR HAR. RITHE—
FERE PR RBCRR R, %0 WA 2R B A Rl XU 1 B P IR L, BRI RIS IR,
MIEECE, PhHUSEMIEECNEL 1. 43%, EUS SN TaEk 1. 34%, Smfia Mgk 1.61% 3
MR 4t e 2k 1. 04%.

—ZRE, FETX MG RERBAEN, ARSI A AFRALAT A, AR O AL TR
AKF, AT R AR B

JREET, KA, BRRERMKZT), BAREHRFMALET, ZFHGKIETERVE & HR 507
Wt 2 E S RS . SEARE T LRI B P AN AR VL AR B TR 2R B A8 T R ] 29

WG, R TBLUEG N E . ARG I MBCRH G 48 H0& 1 80 I H bR R
DLSEEAE S RIEGHRIE B RAGTEM BURTHE. Sir it @ik AT, 08 MEBGRIER (R E K
SRUEFFVRERE M, G A —E R MR . YT st b —F R S AL
SGUrKAReESE, T IAR I TS, Y TaE CPT ARALIZAT, PPT WL TIRIVE T RetEROK,
FAEI) CPT A% G R BHLZE G B i, 2 B 2480 75 SRTE 1T SRR IS NS KB 2 A v s 15 I T 20 T 4R

4




=| RS

I BOSERA FUNDS I 228 —4F S8 PR S BOE SR 4 R 3 4 2017 4658 1 s

BT, AL A AR AN JAT i 55 BT T BCR b el BATAT B WS M T, e i sz s rEpL
ST, TFEERERMARPENZ BN S GF TR RIS HERRL TR, 18
WU TR BUA AL R G <l XU

JE MRS LU A AR RAL AR <7 Sk o, AR PR T 7 H BUE L& 5 535
B Gy WOF RN s AE T 71 W MPA 25 R R sh MEb il T, T BEAF AR AL 2, Il g RA R
B 5 -

4.5 WERAZEEH SR

B2 201743 H 31 H, AR4 ARRESMHEHIFEN 0. 9986 Jo, Ml Z111$1E N 0. 9986 JU;
CRIELMHIFEN 0.9971 JT, MEIETHFEN 0.9971 Jt. #EHN, AHE A RESMHTIFHE
MK ZN 0. 23%, CRIEESMEAFEIEK RN 0. 13%, FIHMGFEHEIEK -0, 27%.

4.6 HEMARSTA AR SH - 1#ETE L
o

§5 BHEAGIKE

5.1 EMRESH~HEHNR

75 | WiE &) i 5 4 B TR IR L 4B (%)

1| W% - _
Hrp, fRE - _
2| el T 522,296,400.00 96.22

Hrh, iz 522,296,400.00 96.22
B S RRIESR - -

3 | stmmiR

4 | ERMTA R BEE

5 | RAREERT
Forpre S E A
TN BT~
WRATAE O & At

6 k 13,441,289.54 2.48
EHitT

7 | HAh S TR 7,063,881.19 1.30

8 | &t 542,801,570.73 100.00

5.2 MEMIRBATI A RPBRERTAE

5.2.1 ERBEATIL RN R E R H A S
AIE G AR IR AR FAT L



ElENEs

E= BOSERA FUNDS

T 22 5L — 4 @ T TR 73 RIS 50 BT 2 6 2017 4R 55 1 TR

5.3 MEHIRIZA AME G HE S FF1#E LLHIR/ MR R ET 42 BREE R R 40
AI G ARG AR ARFF A B

5.4 WMEWIREFT MM REBFRRAS

s | At T

1 Pl 1,998,400.00 0.39
2 | RATEAR - -
3 | &R 51,530,000.00 10.02
Hrp: BURME &R 51,530,000.00 10.02

4 | iz 47,755,000.00 9.28
5 | Ak AR T 5 79,896,000.00 15.53
6 | HHIEYE 50,934,000.00 9.90
7 | Al (AP - -
8 | [ANLAFIR 242,978,000.00 47.22
9 | Hith 47,205,000.00 9.17
10 | &if 522,296,400.00 101.51

5.5 EHIRILA RME 5 FE S B 7= 13 E Ee 31 K /N B BT A2 R R B B A 48
pyeg,

Fo | B Wi B G ARMIGE |
1 111790462 | 17 HUIN4ERAT CDO12 800,000 78,336,000.00 15.23
2 140202 14 [EJF 02 500,000 51,530,000.00 10.02
3 011698871 16 *£]1] SCP003 500,000 49,890,000.00 9.70
4 111790460 | 17 T yHH4T CDO15 500,000 48,960,000.00 9.52
5 111608316 16 H1{5 CD316 500,000 48,205,000.00 9.37
6 111615257 16 &4 €D257 500,000 48,205,000.00 9.37

5.6 REHIREA RME SEEFHE I EFRET 4 B SCRRER R R
R

AT AR AR R AT B SCRFIE SR

5.7 MEHIRILA RME GRS T#E LB/ MHEFFRIRT 14 5t SRR P4
AREAMERARFFA &R

5.8 T HIRIEA RMME HEE T 13E EeBI R/ NHR R BB 148 BUES R B 28
AT A IR R FFAT B

5.9 MEMIRAZE SRR KBTI 5 1B 0L i
AHE AR IR AR R A BRI



ElENEs

E= BOSERA FUNDS

T 22 5L — 4 @ T TR 73 RIS 50 BT 2 6 2017 4R 55 1 TR

5.10 &R A S F K H U AL 5 B 0L i A

ARSI ARG AR T A E G0

5.11 HEHEHEME

5.11.1 REFARESTEN AT+ BIEFRRATEREFFERERILREE, SRS H
HHAT—FE AR AT BT 417,

5.11.2 ZEBREMIHLREY, BAEREEHESAFRMNESIEREEZIIBRE.

5.11.3 HABBEF=HIRR

55 | %FR SH(IT)
1 | fFHRIES 11,061.97
2 | MIBGESRTEE R R
3| NSRRI -
4 | MIEFE 7,052,819.22
5 | MUHIEER -
6 | HABRIUCEK
7 | TR
8 | Hith -
9 | Ait 7,063,881.19
5.11.4 #EHRFEE KL TE BRI TR
ARG AR TR R FRA AT A T i 406 77
5.11.5 WEHARRT+ 2 B AR RE S FR 1% 5 i BH
RIS AR AR RFFA S .
5.11.6 FFRAHAHE LR HAMASCERHR LS
TV AR E, 02 f15 G0z (B ] REAF 7R R 22
§6 HHAEEHTTH)
BT Ay
TiH T 22 50— 2 ot A T 22 5L — 15t C
AR A W AR 35 4 07 4 e 514,334,193.51 906,061.24
T4t AR 4 A HR e 47 40
Pe sty IR 4 IR [ 47> 40
et AR S 0 AR By B - -
A 5 HA B AR FE & 0 e A 514,334,193.51 906,061.24
§7 EESEHEANCHEBERER/HELESF R
7.1 ZEEBAFHEREESHEZTIIEMN
BAL:

T3 H

[ 2250 — ST A

[ 228 — S 2 I C

5 W HE R AR

10,000,433.33

7




=\ g RS

= BOSERA FUNDS TN 223 — 4 5 AT R B S B S 4 2017 465 1 BRI HRSS

ALl

5 ST I) SEN/ H I S A

3 75 Y1300 1) S L /0[] i
IR E AR A
Sl

R AR R A AL S0
WG e B HLLs] (%)

10,000,433.33

1.94

7.2 ZEBENZHEBEERERREE LSS5 N

et I PN 2 e B NR R A 3 AT B e P A D[] i S S AR B A 1 D

§8 MR HE PSRN MMEESFR

8.1 WEMINE—BREFAESHBELAIAZIEGET 20%H1F 5

5 WA A S S AU A5 WK A A
BrH FEE RS MR .
epl | 0| wmsimens | owwem | 0 |00 | maGE | gkl
| 209 X i) el | e
20071 H1H
IR 1 | %£20174 3 H |500,071,666.81 | - - 500,071,666.81 97.06%
31 H

77 iR KU

AARE AN, AT IR BT N R e A5 L 20% 916 D0, 2122k & BT
NEFER LB BTy, AT RE S A EARE Rl 5 A2 AL [l 1 A BE i 2 e I I, A7 AE— 8
MO IE IS s 9 R ELARURE [m] i BEAT BEBAR AL, o] ReAF AL AR IRE, LA xt i ety
WG AR FE o 20 B 2000 A BE I AK) 000 B 95 L 1 AT 78 70 2 AU i sl 1R A8 B
{H 23 G L A0 ) e e A A AR, F S B [ PR 25 e A3 5 A N A T T [k i 4 S 2%
SCAFR AR, AL R (1 5 4 3 AT A N AT R AR HEL R T Py 3 4 0 7 A I o B A ) 266 4 0 A0 1
PR IR

AR e LR Oy B A A 2 e A L 20% 016 00, ARIEIE &S FIARSCLE, %0
FEA AT DT [ 2 S BN S AT e B N RS, AR AT RS M BRI AR
o ZFEEHPEEA AT UARYE B 5 7 B SRR N RSBGPS R I T R . B
BENSXZ RS EVE AT VAL, T2 PP S AR A\ 87 DR A DR -
FERGRIE LT, 23 S0 AT BB R RS G AR N KB RE [ AN 3 i, ] B 3 BUAE L
(] J5 A HE G B P BG5S A LAE AR T 5000 /370, 40 n] e i fE iy 0, 5 AbIE
SE I HE LIRSS RS .

UEAh, B SRR NPT A B2 e 0 B O 2008 B s T Ak S MBI 50%8 & 1552 K22
B BE L R A B R e e N R AT AT RE S B — S5 A SR e WU LA B B T 50%I
AT e BN WA A% R N S 5 < e A AR ) PR U S e N IS

8.2 M HEE VRN EMEEF LS

LS HA R A T 2P E A IR LR RS EHA T —. “NERGENE” &
T . TR FFR B IR MMERI R ILE” - B E 2017 4 3 A 31 H, 1 IEEA A
LR 181 RIF a4, H2eEH S HEESHESRITE IO HEES, U NIE
S, FHE TSR 6218, 83 T NIRRT, HAAER L MABLE 3708, 47 e NIRRT, Eit

8



ElENEs

= BOSERA FUNDS T 22 8L —4F 5 WITF U 25 RAE A R 3 4 2017 4E 48 1 BRFR

SY413E 807. 86 AL TC N, 2 H AT 3R 5 7= BB e K HE S AR 2 —, FR2 & 0™ 8 HRAE
ENA 2N o

1. F=elsi

IREARITIE S 2L & 7 R0 giit, A 2017 4 1 K

BUER 4 5 THT, AR B SR I 4 B, I VR IR SE R T 200ETF 4-4F LRI K %R 7. 56%,
FERZE 340 HIEEHHELRT 1/10, IR E I 300 F5 5044 LRGN KR HEA T 1/5; RZEm
SRR, R A EARATIE R 0 B A DORIFHE I K A0 9. 14%, FE[RZE 130 A& dHE4
BT 3/10; REMBEEEGS, AT RS T ORI AR K E Ny 14%, L[R2 400 R
R4 88— IRERIGH B R G, s /R4 DURIEHE I K 0N 7. 3%, 7E[R2E 596
WRrp 40T 1/10,

TRATE G, [N RZRR AR G FE 8 DRI I KA AE M6 176 b4 a1 1/10; 4540
W ot H ARG BL, 1IN B AR TS G BR & A4 DR HE Y KR AR R 2R R b HE4 1T 1/10,

WAL, WIS ETF (D 38) A DLRIFE K% 5. 36%, 1E[FIZE 19 b5 —,

W7 T, KRR R B R b, 1IN AE F ialift (A 28) . 1IN B AL i . (8 A Rl
i3 R & S LLRIFHE G K R AE R 2R 180 HHRA T 1/10; il fiizr M AEEE T, (G EEE.
I R ER 5 57 2 4 A4 DR IFE I K RAE 191 HRHERRT 1/10; Temmipea s, oMkt m4
FELLRIEHEIG KR AE R 245 HrpHE AT 1/4; HAXARUEGR RS, I 22 OURES B T 4
TERIZEHHEAA T 1/2,

QDTT %4, (IR AR LR ZEIL S (QDID). T KT AR G 23 4 (QDTT) (3
T8, AAELARIHE I K AR BN 14, 24% K% 13. 46%, [FIZEHEZ S = Mo T, 18I T 022 SR 28 i
(QDII) (3RI0) A4 PASKIFE I K ARIE 2 33 R4 RT 1/3.

2+ HoAth KFAF

2017 4 3 H 21 H, WG REAR ST HEE G “MES” , SRk 4 A R 7EI I
REHIZE, ARSI RSyt NS &L

2017 4¢3 10 H, b B TR 84T R NARATEB 200 “ 381 /B AT I I BRIz i fER
MIVE TR TATRMT RS BRI RIS T 750 B € IEXT 2016 FRIR B EHENIT TR,
I L4 2R3K “2016 EEMMFEHAR” o

2017 4F 2 H 22 H, - fah EESWVEHHmIERIn g SR WAL 28T, T
B 2R R R BORAUERE L, et B AR R = TR

2017 4F 1 H 19 H, XA TH RIS ARG Fkisir g, & EAA TR — R
) RGBT, HRE TEH—REZH /% LE&ERE , BlS 55 oHE& AN TIE RS
WG 2l 5 DTRR A B AL AN AN N I SRS TR — AR O RGBT R TTR AL
PR . (HITIE GG REARM ARG BT ARB AR T R DTk ARk

2017 4 1 H 16 H, R R4 508 bk 1} G810 45 FA R ST A RIE R “ 40 75 557 & 2L~
BRI, BN E SRR SR S AR 2 —.



ElENEs

== BOSERA FUNDS TN 22 54— 4F RE WP U7 BUE SR BBt 2 6 2017 4R 50 1 TRy

20175 1 A 12 H, HfERNR. BRI ZEG EIM0 B+ fm el ” b, i ke
AR “2016 SEEME W1 AT LI

2017 4E 1 H 10 H, fifEERHREAMNG “2016 B2 SINA RTINS 7 i dial T Mgk
K2y, FRHEEHIR “FREREREE AT K.

2017 #E 1 H 6 H, HIZRGTMEM. RREEM I “2016 RITME =87 PREFHsIT M
AT, MG “2016 FRRERGAT” K3, [N, BOF™ 5 ERRE 100 2638 “2016 4
BRI I .

§9 HENHFHZF

9.1 BAEXMHER

9. L 1 o FE1IE M bt I 22 54— 425 WU R R UE SR 505 3k e WS I S AF

9. L. 2 (50— e PG RIS B R 2k a3 & 5 A

9. 1.3 (250 — 4 WP UG AR S B3 2k & 308 70

9. L4 FEEB NS TSI B2 = S A

9. L. 5 R A I 22 50— 5 @ WP UG RUUE SR 350 B 2k AR 1 4P _E 2% T2 35 1) LA

9.2 fFHh i

HEEHN, EeE Nt

9.3 BEIHFR

PR E T AEENNV I A 0 2R 2T ], B m) 2 A 3 W) S B
R EN AR S BUE SN, TERAIESEHE A ESEHARAF
T —2838: 95105568 (HK ik )

ENEEEEFRAF
—O—t#ENA=+=H

10



