BT R B i e 2L s R R B
2017 £3F 2 FREWRE

2017 %6 H 30 H

EEEEAN: T ERESEEHEFGRAA
HEFXEN: PEILHBITROERAT
REZEHBER: 201747 H 21 H



TR B £t 77 2017 4R35 2 ZRJEqR iy

§1 EERR

FE G PN 2 RO RAE AR T BRI AR R S8 1R T HERRIR Bl K
TR FL PN A LS L R I A0 58 BV AR AN Sl SO TAT

FEFEE NP E THEAT RO A RAAREAREFRME, T 2017F7H I8 HEK A
W5 I bR EHERIABR G H SIS EAS, RERENBNEERERICE. RS
NN PNt S

S PN AR LLISAE L S0 57 10 5 ) B R s B 8577, (EANMRIE R & — @ &

FEG I A SO AR HARR I BBH KUK, 5 7E MR BB Y ST LA 40 B B A
e EE SR

AR I 55 BORER 2

AR 2017 424 H 1 Higx 6 A 30 Hik.

§ 2 EEF RN

He 4 TR IR S 3 i o7

AN ] 003167

Y (SR LT

BEE&ARAMH 2016 £ 8 H 16 H

T IR e A B A0 2, 198, 452, 898. 75 1
AFESTRIBRA S L4 REFE =81 (1) ZE A

EPAN=R by EERWMES R E R, 5 R

B Tk ST bR HE YIRS E BEBT IRl

AN H e BB SR 2 A DU 07 TN A

1. B e B SRS
FERRBRE S, ARSLGEIEAERNER
I Br B AETE BT FU 2 R B IR 3 (1 2 it
b PR B I PT AL i BRI R SR R
Ho ARERARLT MBI, SiaXHiERm
I AR AL, A AR SR — B 39
P S < R RSB 7 1A T B 73 T ) XU A 2
Y], PEAE A SCBRAR TR AN, e A S

Best e N e,
mmﬁwwa
0 B N

Kﬁ R B 32 BRI & A SYIIE B R
(]I 4 LAAC 2 o AR SR L T afesiimg . R 225K
W ARG/ INRME AL SR TR 1B SR A
ﬁ&&ﬁ%%o

NS Eidne s
Kﬁ G A B3 (B ) A S R i e

Eﬁ‘ 2 J\ /\14 J\



TR B £t 77 2017 4R35 2 ZRJEqR iy

B G o BB BR MR A PR E B 7 1T
AT, EMETT LG L w i EAT LR
Bl ATAT . e AR B HEBN . AlFThE
NIFEZ RN E; EEHEEAFMNE. 5
WAL o N =t 5 v e W T /A R

fE KB 5 fahs, DUoei £ AT AR LEALL
A R E I A R G

4 [ I B 450 5L SR

ARSI et B U BT BB LB MR ED 2 H

1. A ER 4 & B G5 TR 5 i
e ai . FENTERIE L, I 2 Sk mias )
TRAE SR BORIS BEAT B R MEL,  DASRIGE A

Ay

5. B SCRRUESR AR R A0

AT IR B SCRRIES R RAT ST i
ZIME AR RIBE AT E AT LR A FAY i F e B AR
BRSSO 517 SRR S BE AN, 16/ 4%
PRI RS 787075 R KU A M UL 2 AT i sl
FRISEAE T, R e 30 IXRG:  RE WAL 2 A v Yt A
BEATIHE

AR o T A 1 B SRR TR (0 A AR B B
BT 0 BB, AR B 1R XU

5 25 TR RO 2 0%+ IR 300 FR A 8

=N i) VA

b 45 bl A FE v 0%
AIEG NI RIS, FLTUH RS 5 T & s

PARS AL 2 AR5 41E TRmmiaks, KTRE AL S R
%

REEEHEA AT IR R S B A PR A A

EEFEEN Hh TR ARAT A A B A

TR REEE R SRR i R 5 3 i 75 A Hi ¥ IR 8 3 i 77 C

g LA G 003167 003168

i 5 WK N 8 7 R I AU 2,198, 330, 123. 07 122, 775. 68 ¢

§3 EEMFIEHNESHERI

3.1 EEMEEBR

fr: ARMIT

E B SRR

WAER (201744 A1 H — 20174E6 A 30 H )

RIS Hi (577 A

R 577 C

1. AW el e

13, 802, 076. 83

696. 77

L

3 14|



TR B £t 77 2017 4R35 2 ZRJEqR iy

2. AHIR)E 26, 072, 605. 15 1, 442. 87
3. BT 3 & 4y B JAF 0.0119 0.0107
4. BIREE T~ E 2,239, 162, 263. 68 124, 641. 16
5. HIRES M HAHE 1.0186 1.0152

T

O L e BHRAR ARG NGB 5 28 6 (45 T 2% L, T\ 3 i SEBrdic i /KT 241K
THSIECT
@AM 2t F 2 S AIM BN . BB ET . HABIN (A5 A SR EAR S at) IR 9 2
e BRI AR, AR AR 3] 2 S ic s in B A9 28 e i (A2 sh it «

3.2 e FERI

3.2.1 FIREME S B BUFHE KR KI5 R LS B ZR i E AR
RIS i 527 A

o FHEIE K @@%&% ﬂ%%ﬁ@% ﬂ%%@%@% D—6 ©O—@
ZD WEZEQ | HEREEQ | mEREE®
Ji%zg 1. 18% 0. 14% =0. 19% 0.11% 1. 37% 0.03%
i ¥ IR 5 B i 75 C
ﬁfzg 1. 09% 0. 14% —0. 19% 0.11% 1. 28% 0.03%

T ARSI : P AR E TR TR X 90%+ 1T 300 5 Hiitat % X 10%,

&
ESN
b=l
H
N

=



AT US55 2017 43R 2 ZRFER

3.2.2 HES A FEMURES RTHHES KE2Z) L5 RS B #Elas &
BN LR

2.06% -

1.37% -

0.69% -

0.00% -

-0.69% 4

-1.37% 4

-2.06% |

-2T4%

-3.43% A

-4.12% 4

-4.80%

T I = | S SRR S

2017-05-28 {[-----

B | 5 s Dy 1 [ S S A S ——

201&-08-16
2018-08-31
2|

2|

2

20

2

2|

2

2|
2|
2
2|
20

[ai]
Ly
%)
—
o
-
o]
o]

.

— T E AT R Tt 3 A < 3 ST P (T e — S S O ol 9 AR B R

&
a1
b=l
H
N
b=l



AT US55 2017 43R 2 ZRFER

el T I 0 = | S S S

F N[ T D T S SR S
20181228 [
B T 1 1 o [ [ R S S
SOAT-O4 AR |

[N i = LA -

e [ T I

I
o
g
by
i
o
o
ol

201&-08-16
2018-08-31

| Sl 111015 1 G AT N e el T 3 WL e S TN B RO R A e i e Wi 1 Y B A
e OAFEGRFESEFT 2016 428 H 16 HARL, #ZE 2017 46 H 30 Hik, AREESRSLAN
1 4,
QAFEIE A 6 MH, B OISR SR e & LA SRS FME . #E 2017 4 6
H 30 Hik, AFEGE IS RO 1 4.

3.3 HAh#EdR
T

§4 BEARE

4.1 BE2E (RESLE/NA) i

AR EIE | Tl
. »
= % Tamom | mE0m (R L

ZNE 2016 4 8 FETEEL, HEREEL
2 & Ai6H | 9 4 WHFtAE . IR T sk & B
Z3 ARAFRBIR ., e

JHO
=
ﬁ

&
(o2}
b=l
H
N
b=l



TR B £t 77 2017 4R35 2 ZRJEqR iy

BhRE, BPALT, 2015 4F 8
HOION B ¥ T R 5 4 5 B
HIRAH]

H: OWESHEERGAH, H YERA ARSERAERH, “BER” Ry AF e
T8 HOARHS Y1, Wb Ja AR R e 2, “ARHRE I A “ AR I 20 il R AR I 2 =) DR E 1
SE IS AR AN AR ES 391

QUEFF M & SCEMATIE Doy GIEFRA ML R BEREE FINED HIAHRIE

4.2 BEANRE AN AR GIB/ERRTE B

ARG A, AR E NSRS (P N RICA EHETR BB 2k k) S H %% TSt 4 0
CHHETT IR B o1 BUIE S R B R B e B A Mt SRR AUE , AF WS 8
SIS DT SR I AT IS I g B0, R P AR I R A At b, 9k et NOR KM . A
WEHIN, e PRAGESM, BAREFREA AR . BeMRTHEHE . &5 e ki
WHETTEH RFEEM SIS S FRE

4.3 ARG ETURHA

4.3.1 AP 5 H ERIPATER

AN, AREEHNRHAT GEFRRESERAR A TESHERIEL) » 5%
AN RE S AE, JE RGN LA S M7 s 2 b 5T AR 5 5 AP IAT, AP X
TN E BT 2 e A B A

4.3.2 REX BT AKETUH
ARG TAMEHNAGFEREZGITN. AMEHANESEHEANEHENITARRAESS
HIAZ 5 BT A FE e [5) H I FIAS 55 BRASE /D W) Bl 38 5 & %A I ZAE S5 249 H RS & 1T 5% 1

4.4 REHAEE TR KWAZIELHT

2 ZEELSK, FMATFIEITRE, PPL M WIREYE, CPI 4ERF 2%Lh MRAL, (HTR MBOE 4
M5, AMIN<E Rl S BATAT, AT ISR E AN S A St 4Rk 2t i, 2T,
R AR PATHIE; BB R EAT ORI B SR N, JCHGR T REE LS 6T, AR XERE
ReTt, RATATHER, W55 BN, A5 RS e . PRI S A AR TR, MR 2
SRR, AT I E YT e RSN PRI, WORSE G A B R A ARRUR I

F7T W14



TR B £t 77 2017 4R35 2 ZRJEqR iy

BTN, RO RE 6. ROy E, FIZ BATI BOiar b BA B i Ae s SR B
i, BRIEITRRE.

BEETTTH, 2 MR SEMES . EHREREd, KIHSREUES IR . b BUELST 50 94K
RIVIRAGE A2 BT S A S RBCR B HE, 8 G R s T A B U AR K S 58
To AFEEAE 2 TENR TR 50 IECE, fem 7O, $#EA TN

4.5 GBI ESKNL SR
AREARIREIN, A FIEEMHUFEE K EY 1 18%, [FIHDL S LB AEI 23 5 05-0. 19%;
C RIESMAUFE I ZTY 1. 09%,  [RI3IML 57 bR i i % 09-0. 19%.

4.6 REMAEETH ANBEE ST ETE R

ARG N, RMBUES: A TAE HE GO PHFE AR AR — 0 Nsi#E R &5
ET LT e iE I .

§5 REAGRE

51 IREMAREEH~AGHER

¥ it H EH () A ST (%)
1| B 342, 515, 709. 29 11.25
Hrp: R 342, 515, 709. 29 11.25
2 | BREeH® - -
] 5 WA 2 5 % 2, 606, 808, 000. 00 85. 66
Hrp: fiigz 2, 606, 808, 000. 00 85. 66
B SRR - -
4 | mE B - -
S RbATAE AR - -
6 | ENIREERT ™ 47, 600, 271. 40 1. 56
Hodr: LW E e R EGR B B
& Rl
WATHE R F &I &/ 21, 039, 686. 98 0. 69
HAh BEr= 25, 370, 184. 68 0.83
it 3,043, 333, 852. 35 100. 00

&
[ee)
b=l
H
N
b=l



TR B £t 77 2017 4R35 2 ZRJEqR iy

5.2 MEHREAT A RPBERFAS

5.2.1 REPIRTATW A KB ARERTHE

(NE]

REsl

~RHE Co

o FE B B B EU B (%)

A

K R G il

B

PR

6, 820, 604. 00

0.30

C

il

189, 605, 705. 25

8. 47

3. R AT UK R B
Bl

b

55, 823, 561. 50

R EE

9, 105, 040. 00

ALl isk . A hEAEREOLY

ol ool S oS

18 A Ol

—

& RS RS BRI S
A

4,457,417.00

bl

67,801, 102. 11

Bl

8,902, 279. 43

AR 55 R 55l

BHEARTFEAEANR 55k

IR AN 3L it B,

JE R AR SS  ABFRA A AR 55l

A

PA A2 TAE

A RE AR

i ™o |v|Io|lZz2l=C N |

Zia

At

342, 515, 709. 29

5.2.2 MEFREATILS RIERBR BB RZRRAS
A H AR AR AL BT L 4% SV e

5.3 I EHHIRIE A RMHE G E ST E A RN HEFRIET 22 BEE SR R B 40

o . i _ o B 4 T R 1
Fe Ji ZEARHS Jie 2 A4 R HE ARME G B (%)
1 300237 EREH 3,096,877 | 53,452, 097. 02 2.39
2 000651 & I H A% 677,100 | 27,876, 207. 00 1.24
3 000858 MR W 441,623 | 24,580, 736. 18 1. 10
4 600036 FHREHRAT 852, 114 | 20, 374, 045. 74 0.91
5 601939 HBARAT 2,804,900 | 17,250, 135. 00 0.77
6 002271 7R 75 WAL 389, 344 | 14, 444, 662. 40 0. 65

F 9 14 7




TR B £t 77 2017 4R35 2 ZRJEqR iy

600309 Jitefe s 418,560 | 11,987, 558. 40 0. 54
002508 AR 264,802 | 11,513, 590. 96 0.51
000776 " RAES 663, 100 | 11, 438, 475. 00 0.51
10 601318 Hh [ S22 223,200 | 11,072, 952. 00 0. 49

5.4 MEARE GBI RNBHFRFAE

a5 fie 75 i A ARME o) b B B E B (%)
1| Exfigs 159, 592, 000. 00 7.13
2 | JATER - -
3 | Rz 59, 420, 000. 00 2.65
Horb: BURME SR 59, 420, 000. 00 2. 65

4 | ks 793, 188, 000. 00 35. 42
5 | AVA R DT 2 650, 646, 000. 00 29. 06
6 | AR 277, 781, 000. 00 12. 40
7| ATEAR (ATAC AT - -
8 | EhlkAEs 666, 181, 000. 00 29.75
9 | HAih - -
10 | Ait 2, 606, 808, 000. 00 116. 41

5.5 MEWIREL A RME 5 BT F13E I R/ N HEFF BRI LA R 3 R A 40

s " - _ S VR E
Fe A i 2R HE (5K ~ahE Go) e
Ebfl (%)

122008 | 08 #fE G1 1,600, 000 | 161, 280, 000. 00 7.20

2 108601 = Ff 1703 1,200,000 | 119, 748, 000. 00 5.35
13 B

3 1382282 1,100,000 | 110, 209, 000. 00 4. 92
MTN1

4 122229 | 12 EH# 01 1,060, 000 | 106, 424, 000. 00 4.75
17 Y0

5 011751051 1,000,000 | 100, 130, 000. 00 4. 47
SCP002

5.6 5 HIR %A RME HE ST 3E LB NP R4 B SCRRESR R R
il
ARSI AR AR RFAT B SRS

5.7 I E BRI A RE G ES T F#E AR M HEF R ET T4 5t & R 803 4
AIEEAME AR TR

010 7 14 W




TR B £t 77 2017 4R35 2 ZRJEqR iy

5.8 5 MR A SMME GRS T =3E A RN R BT T4 AGE S 5 B 48
ARSI AR AR AR T BGIE

5.9 MEARFEETRH KB IR 5 1B 0L i

5.9.1 A3 H FUH B R BUR
I AR AR SR [E T3 B

5.9.2 | EHIRFEETH K E FUH R F M5 A4
AR B AR AR AR AL B U5

5.9.3 AW E FURHE BV
AT AR IR BB E U BT

5.10 HEHEGIRE MHE

5.10.1
ARSI R IHT AT B RAT EARAIIBAT L
—HENRZBIATTETT. ATHIER.

HH'

BIISCSRAE, e g i H Al

5.10.2
e e PETE (R 44 P SR AT 2 e R O ) A B I SR P

5.10.3 H AR P B

¥ R EH )

A7 PRIE 4 259, 456. 64
RESCIE 7 K 2, 186, 675. 42
IvAidlas] -
JRE AR S 22, 924, 052. 62
JRE AT R I 3 -
oA SR -
R 2 -
HoAt -

#1171 14 T

(el BN I eIl (NG I IE - INGCRN I NO RN e




TR B £t 77 2017 4R35 2 ZRJEqR iy

I 25, 370, 184. 68

5.10.4 $REHIARFFH B4 T 5B K T B35 B 40
AHE G AR S WA R TR 5

5.10.5 & &5 WK BT+ 42 R PR RUE 52 PR 1B S H UL B
ARSI G AR AR AT+ 44 BB SR A AR UE A2 R AT DL o

5.10.6 HHEAGHE MHHERF A SRR
HF U DA BRR, IS G aea R .

§ 6 JTIAE MR

AL
i H AR S i g7 A AR S 3 i g7 C
i35 HH BT A B 2, 198, 329, 143. 56 139, 919. 10
i A5 H B () 4 o ) 3 0 4, 475. 05 20, 012. 01
U3 - R BT HA ) 225 48 A D[R] 43 00 3, 495. 54 37, 155. 43

el WA R S S 3 0 AR B A (A0 A
WIVNES-vilp;
5 B HA AR I S A0 B A5 2,198, 330, 123. 07 122, 775. 68

VE: B AR S LA PR BN A, R R R 4 B 4 A A

§7 Z&BEANEHERARERRSESHR

71 & EHEANRFEAESH TN ENL

AR S A B < BN RS AT AR A
7.2 ZEBBENZHERREBRALE LS5 A4
AR I B BRI AT B Bl JRE[RlL SSEACTE .

b
o
=
piss
=
p=|



TR B £t 77 2017 4R35 2 ZRJEqR iy

§ 8 MR RE RRHFMMERFR

8.1 REHNE—BRERFAESHBLHIE R RGBT 20%H1F 0L

1% AR I P R B4 I AL SR A B4
%‘:\
R AL ‘ .

H | | WHEED 14 I | Rl o i
% IS F B I 20% N N N SRR

5 N, Py P | A tk
5 fg B 1 X ]
2; 1 | 20170401-20170630 | 1,498, 948,045.89 | 0.00 | 0.00 | 1, 498, 948, 045. 89 | 68. 18%
/N

2 120170401-20170630 499, 349, 845.20 | 0.00 | 0.00 499, 349, 845. 20 | 22. 71%
/I\ _ _ _ _ _ _ _
A

77 bR U

L B Rl R

(1) ARG —IEH A RS HIE RO, B —RBHEN B, TTRSIEEeE
BN B UES R DUNAS B G L [ (OB 75 2, XA iR DR IS AR A BRI A O
(2) B — 8 RAUBE Bl I 78 5 3 AR i g i AR BB [ o A2 R 2R ELAUBE (RIS RIS, FEAT A 3k
EEFLERIT, eSO A, W] GE 5 BEA L G (62 [m] FR I, S5 0% 3 T RE I i
S o] RS A A ST B RS s SRR 2 AT H AR ) AR ERURIR], JE /s BN AT REAR
o (GEeaER) K252 BHER R G LR FE, 0 Fe A 551 3 62 (0] 7 P R 5

2. Beffoz Ty ANE L b G 5 1R 0 AU

BB B R, A AR LR 60 A LAF H A G M AT A AKT 200 ABEE G5 1$E
iR T 5000 FTETEHT, e BNR Y Fy b [EE 2 S AR R T 58, Bzt e A RZE, s
PRIy BRI e A A, HABSR B3 v R i 2 P 48 A g 3B 1 2 < B[R] 1A XU 5

3. i ah 1k KU

B — 5% AN 0] AT R 5 BSOS K < A LI (8] A TSR AT A 8 1 7 AR, W] e 2™ AR 2k 4
AR A, 3B E KU

4. EUAUE R AT e Bk g B UL /), O BT B2 PR T AN RE S 6 A [ 240 58 IR 58 H 1Y
LA

8.2 MR E SR MM ERE R
o

b
&
=
piss
=
p=|




TR B £t 77 2017 4R35 2 ZRJEqR iy

§9 #AHXHEZR

9.1 #EBEXMHER

(1) RS B PR 6 b v AV R0 S0 i 5 2 BRI S 43 B R W ST K S A
(20 CHINEF TR S B o 27 U S BB kit < 5 )

(3) KI5 40 5 5 23 BLAE 7 $ B B B WAL

(4) B N5 Rt B A = Ffg

(5) R TFUR 5 3 5 23 BAE SR 4R B AR AR e AR T B & T 5 1 S

9.2 fFJiHh &
HeL RGN SEAHTE A b

9.3 EF IR

(1) #E nEEN R R S A, T % T AR S0 SE A BN

(2) HBEE ARG BUrEEER, S RAESEEAINETERESE AR AR, &Pk
ST 4001-666-998 (i K&iE#)

(3)  $e ATy A A S A AR MG, L www. ghkyfund. com

R RE G T AR A F
201747 H 21 H

#
N
=
piss
N
p=|



