JORHIE xR T 36 T 9 A8 5 BT GRIR B0 I3 5 B 3 e s JE < 2017 S 4 Pl i 4 22

IR IR TR IR /A 5 B B E EE SR
BHEES RENBREES
2017 FFFEEREHE

201746 H 30 H

BEN: TRESEHAARAF
EN: PEERAT B AR AT
EHEM: —O—tHFE/N\H =+ H

i

B
Crtan
e
=]

ot

i



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

1 EERR

1.1 BEERR

HEEMANWER S, FRERIEARRE R R EILE. R SRR B sy, JF
SRS L MR PR e R M ARl RO R AT . ARG DA =2 U b
WAL E RS, HREFKER.

HEFEE NP EHRAT IR A PR A TRIE AR SA T, T 2017 45 8 A 22 HEM 7 A4S+
(55 Fahn AR FRESTCENL. W& THRE . RBHAEIEENE, RESRNBEARF
TERRICHE. RS HERRA s ORI

FESE T NAKHE LASAE . B S0 s RS R 0, (EARIE RS — @ &R

LI AN SO REHAR R . BRI, BT TEAE HH B SR AT A4 ) 5 A
CEEE SR LSS T8

AR B B A R RS B0, PR AT AN A, DR B AR B R A TE S

ARG 0 5 BORER G R

AEWIE 2017 421 H 1 Hilg® 6 7 30 Hik.

hul

ﬁ;
N
=i
b
&
b=



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

2 HEEFN
2.1 HEHEKREMN
H o fE IR AT B Bk
FH 4 FARY 001133
T H ARG 001133
S (S RLITIFF IR
AR AERH 20154 4 A 15 H
BN IR BT PE A
HELEN [ RAT I A R A 7
5 B AR 5 4 10 A A0 500,662,202.28 1/
e iCipea s i ANEH
T @ P T 4 1 & TR AR IR AT PR A JTR AT IEE B C
RIS TR 50 001133 002977
5 BAAR T i 43 2 3 4 14 AL A0 484,126,709.96 1 16,535,492.32 i

211 BREEEREN

He AR IR IR A R AT 1BV 258 5 BT TR BOIE SR IR B
B FAUY 159936

HEEIEMET A& GBI IRE

He AR 201546 H 3 H

B @ LT RUESRAE 5 i

BRI 5 B

HTHBA 201546 A 25 H
FEEE TN TR JTRESEHAR AT
HEFE NAFR P ERAT I AR A

2.2 EE M

et AEEE FEES BT T HAx ETF, 'R%IREFARAITEE, 18 R ER R (25 52 AN
& Hir N
PRIEFIR ZE i/ ME
RIS ETF Bl 4, F BB T H bR ETF SEOUHARIFR 501 %
Pt SR WPRER . AN ) AR S IR 2 5 b 4 P LR 2 TR 1) H 2 ERER
i 25 FE R 48X 15 U 7E 0.35% AP, SEALERIF R ZE 35 I 7E 4%LAPY .
b &f s o 959> IE 4 AT i T AR HO 25 R +5% <A T AR R (BiE ).
KREELN ETF BldES, NG5G s TR MES . firlEe 51t
A IS 2 ARFAE Mgk, RESNEEUES, BA S0, UUEARIEETMR
TR e ZE T S AR ABA I RS A 2 ARFAE

221 BREEFHIEH

5 3 4k 35 11T




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

Bewt Hx

BCEIREAAR TR EL, AE SRR IR 2 B AN R R R 2 /Mo

K T BORIGE A 1, BIAZ AR (R HE 20 Bty R AR B A AU A
FEFRBA AL, IR R IR BN B S A 1AL Bl AT A LA 1

Beot st He. R PV TRR IS MO O Ko 6 e 3 I 0 EL P ARAEG T 4 A 15
¥ 95%.
V25 A L AR 3 E R, A bR e Ry i T 1 7Y 2
P iiﬁmﬂdwhﬁﬁﬁﬁmhﬁ R R L A g T S P
A2 o
I R A, R I TR e 4. (I 5 i
SR AT 4. A4 S MO 4, TR 52 e ST R O P A 2T,

HA5FI0iE 8L VLR AR BT AR 1B 11 AR (L) AU YL 2 51

23 HREBEAMESITEEAN

I H A= N BE&HEN
B IR FEA AT TR A 7 H EERAT B A PR A )
k4 BNE Tk

ET ’

Ik FR L1 020-83936666 010-66594896
Uik UN
- IR ] dxj@gffunds.com.cn fcid@bankofchina.com
B R B 95105828,020-83936999 95566
R 020-89899158 (010)66594942

24 EREHBHA

BRI P SRR T A A BN IR R

http://www.gffunds.com.cn

H PRI S E A

FEis 31-33 %

JTIMTITREERIX B RIEAR 15 /A E RT3

3.1 BRI FRR

3 EEMFGHEIRMESIHERI

SHERAL: AR

WER (0078 1H1HB&E 201746 A 30 H)
3.1.1 BAEIBIE AR

IR AT SRR A IR AT Pk C
PN IR s -4,178,491.55 -82,285.08
BRI 19,301,233.37 230,004.49
TR 251 35 4 A B A1 0.0387 0.0199
A AR £5) 3 E R 2 4.75% 2.43%
AIAFE GBI E IS K R 4.83% 4.67%

ﬁ;
IS
=il
pi=:
&
=i




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

_ REHIAR (2017 £ 6 A 30 H)

1.2 BRI PR A | TRl SR C
21 NI e o ST -76,709,394.34 -3,907,827.51
LS N R Ve Sl o I -0.1584 -0.2363
HIR B4 B8 = 1E 407,417,315.62 13,930,757.28
HIR B S A B8 0.8416 0.8425

(D Pk SHRbr AR NAEEEE 5 2 15T, TEA B R SRl e KT 22
&TPsIseT.

(2) AW CSEI RIS AIA SN BBt HthloN ONE A fe i B2 ) FnkRAH
KU A FARE, AR DAY Cse Bt n_EAA 2 fe f (B A2 3 e

(3) HIR AT 73 BE A R A R B G 5038 R 23 BE A -5 2R 20 BO A CLse B 23 I B E Ch
WARRB, ARBRERD -

3.2 BEEHERI

3.2.1 HEeMEuEE KR RE SRS LB R A L

IR AT TE P A
. 1 G X Mg b B 3
N ey | PRI ey | VIR
B pap | KEEEE | O O kiR | O-0 @—@
@ " HeE@
tF—A A 6.50% 0.75% 5.93% 0.78% 0.57% -0.03%
HFE=AH 1.09% 0.71% -0.50% 0.73% 1.59% -0.02%
i FAA A 4.83% 0.70% 2.07% 0.72% 2.76% -0.02%
it g4 9.03% 0.77% 3.86% 0.79% 5.17% -0.02%
b B
i%gim -15.84% 1.92% -14.48% 1.98% -1.36% -0.06%
5y 7
IR AR YE F R C
. | R N Ml & b 3
N ety | O e | TR
12" KD KRhrfEE 252G GRS O @—@
®) - W@
TE—1TH 6.48% 0.75% 5.93% 0.78% 0.55% -0.03%
TE=EAH 1.01% 0.71% -0.50% 0.73% 1.51% -0.02%
TEANMA 4.67% 0.70% 2.07% 0.72% 2.60% -0.02%
ﬁ/\A =] EE
i;@zim 7.39% 0.77% 2.21% 0.79% 5.18% -0.02%
X 7

(1) MPSTLEEHEHE y:95% > FHIE A5 AT UL T 2% R H0ICE A+ 5% <ERATIE IR R (BURD -
(2) Mk G PRI 2 MR 22 < 5 [ 5% - B 7 I L L 491 ) 0 A A
322 BHEEARAERRUSKESMM R TR EHKELZH RIS RS R R R

245

#

=i
b
&
b=l




IR IR A R AT e 958 S BT TR AR HOIE T 43 B 0 & e SR e 6 2017 4R 4 41 % 47 22

IR HIE AR v IR T 9 28 5 B i R BuE 5 48 B A o ke U R 4
P& B I K R 50\l g s R 2 R T s Aot L
(201544 H 15 H% 2017 46 H 30 H)
7R AT TE SR A

43.66%

36.39% |
29.11%
21.83%
14.55%
7.28% /
0.00%
-7.28% | I IN'II
-14,55%, n'*w

o 0, " .-"I | l-"'r 1
21.83% L. W Iﬂr’ ¥

T I\. [y
- | :
29,11% r[ - '-Illff‘-.-*

2015-04-15 2015-08-28 2016-01-10 2016-05-24 2016-10-05 2017-02-16 2017-06-20
|— I EAUREEEE. —LEEE|

IR AT HEE C

0.58%
8.21% ./\"l N
£.84% |; | A I/“"Uh | I"v,lq I\
5.48% (
4.11% - " \. |
274% 1| | L |"I \ | / \ “,J' ! lﬂ.w."' | | Illlr” \ I

| |,.-/‘./ | A ' / '. |
1.37% A W/ IIII J LA '. |.r|/1 ||
0.00% I'I N I’ ll || vV Iy
137%
-2.74%

-4,11%

2016-07-06 2016-09-03 2016-11-02 2017-01-01 2017-03-02 2017-05-01 2017-06-30
|— I EAUREEREE. —LEEE|

50&;
(o}
b=
b
&
b=



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

4 EEARE

4.1 BE&EHARESEHEN
411 EEERARHEBERSNZR

AT SN L ERIE W 2 W 3 47 [2003]91 5 3cHtbdE, T 2003 4E 8 H 5 HElor, iM% A
1.2688 fZC NRTTi. ARMIRANT KIEFHRBARA T BJCBERHE A BRA R I
E LRI R A A BRI A RA A N SRR AR AR .. 2
A NSRS R RV E R, RS AR R E AN ARSI R
UK. ZACE PR R SRR TN R IRIGIE S TG HR BT ARSI BR
FEAMEAFRGIE I (QDID S5l 55 %% .

AEEGEHMANEEFR T REMLEAREHER 2. HMEREHEER RS, SRR 2
SAENER S AT FRITEIORE RS RERPEHIZ SR 26 M LA EEE. W5,
NFTRIEES . IEAEALIE . Bt M BICH. S RHEARE. R 5. MR, i
TR TR B © BUEE R AR [ RIS BRI BT, B E
ORISR PR PE A E AR MU . A ERE . b AR M
syAwElL Bl AR BIRP RS bt seAh, i BRRSL T e R AN BT IR A E]
IRERR R EARA R (FEFAFD TOREREFERE (GEED) FRAR GEEFAFD,
Z i TIEE B A PR A A .

A 2017 4F 6 H 30 H, AHEEFHHAFH G010 S---T R R & I BEES
WHEE. TR K BEUEA RS TR BEE RSB S (LOP). TR T
W4 RBEREMIESF RIS . R R IR G RS R S . R KRR S
RNESAE T IS | RIMSR B ROES R 3E4. | RA% ORGSR S 4 B2 36 4 | R IR 300
TREGIES 3 4. TR B I IR AN 6 4 TR hiiE 500 FREGIES R4 (LOF). T
N RS B IR G BIER T IS TR EERREI SEANE 4 A & T RAT I i 2 AL
EHRT IS TR R B IR G BRI R G TR /MR 300 58 5 BT R HOIE 2742
BHEE . R TVIMR 300 22 5 BT IGRIRHOESF S R AL S ICIE & TR A IRV AR BOIE SR %
BWEG REBAGHE AR S ORI R AN S B 4 TR RIS I E
FIT RS ORIRIE 100 FE POE SRR S TR RS IR B AN SRR S TR
WHAEAE LT R 5 RAE R W I G . RN TE 100 $REGESF RIS, | R USRI 25 BUAE 54%
BHEA ., ORGSR ENE SRR IS ORI 30 REHENEHFR RIS TRIEFRERR

W

Ukl'

L

T

7 513k 35 11



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

AR BB A, | RHIIE 500 A2 5 R GIR BOET - 0 BE ks | R RIE DT i 27 B IE o7
Beie. ORI ERFERIEF R RS, [ORREGFMIER e, R 7 K6F
RNESFHR I & TR SR I s P R BOIE T R i Bk < | R SRR — S e WU 3 B SR 4R i 3 4
JUREHNIE I E R S LR R R S, ORRIN R ER G IR R e [ORRRA
R BTN GHES. TRIERT &SNS GRS T RIE TN S BT miig
R, JORERET RBIEEOEF SRR S JORMRKIIE RGO E R & RIEF SRR &, R
By miiaits. TRRRAE NS, |REEFFFMIER RS, | AP R
FCER G RETF SR & | ORWE IR BN R B  | R A4 R Al 938 5 BTG
RECGIEZR SRR R, R UL RTEI B R SRR R RS AR R R MRS, AW
SRS RAGHC B IR & ROEZF B S & | R A B R SRS 100 FRBALIESF ek & | R HiE 4
fREE 25 DA G RIS BOE AR 3 4 | R IE 25 B EORSE 5 ROTIGT R SO 7 5 vt 4
& TTRAIEETRE BHORA 5 BT G IR BOE S 1 51 2k e hol UKL L TR e B A e 1T
BUR ARG AIETF R B R E . R PIESRE i O AR TR B i & ) R I 418 Sl
W7 A2 Gy R IR BOE S B B s | R BRI AR BRI TR R B e | R R LR & TIE
FFRIE S ORI S AEY BRI R R R R R . R R E RS IR R R R &
IRBRERFERE RGBS BR G [P IE TR ATk il 9852 5 BT GUIE TR B 2 e Aok
BRI TR TIEE TR RAR S RIS R EOE A BB 2 e AR B AE JR =L Rl
REMIEFR S, TR LZRPGRERIEF RS |RRRBE LGRS E. | AN
ik se 100 22 5 ROVBGESREOE BB 2. | R IR A48 REIR A 5 BTGB BOEZ= B BT 2 4
IR AR AR 5 BT G IR BOIE S BBt ik . | R Il 49 2 B 32 5 BT G 38 J0iE
TG TR AIE SRR 5 BT IEIR SO I R S e A A & TR IE R &
R A2 5y BT I AR BOIE I B 2k e Aol SRR S . TR IR B T R By SO TR R B Ak T
RS R B R AR R s TR ISR AR A 5 R FTBGIR BUE SR R 3
BRI B R IR AR B A 5 BT G IR MO T BB sk e A A . TR IR
300 %2 5 BT IR BOESF R A | R 1 R OR B SRS L R C R A IR R ek & )
KR R HE g B R L B R S ISR B . TR RB ARG E RS IRt ke, T
2 g A B IR G RNESF BB TR L R RS e B A R B A e A R 2 [l
AR E R ER S RSB & RS IE RS IO B IR S R R S ORI
REANEF T IES . [TREBZEREIE RS BUERFR RS, | RER RGN EIRGIIE R 55
g TREERERBRGMIEGRR S |ARERAR G HIEF RS, | R B

I

W

%8 U3t 35 71



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

PUBBCERRAES R S G JOREMROIF ISR S, | AR RAREG RIS IR E.
R FE PRI G RESF R e |k % hm R R T e R & RIS B e s [ R A AR 1k R
Mo E R A RNEF R R R AR R R B IR A AR I e R AR T RIS I E TR
GRS |ORPIEE TR 5 BT SR O R 5k . | R MR Ss As ik RIS R EL R &
ROES B R T 7-10 S E AT U R ORI B 2k . | R e % T A2 5 BT it
HOEF B st gl A & JOREFEIFRIEF R e R IEREE R R RIE TR X
PG, TREFERATELERGBIEF RS, TREERFLERGIIEFRTRES. |TRE
PP RSO ER & R R R, | kS R ERGIER R s e, R EE R E
RETNERH TS |REM ARG BIRG BIEF RIS | REM G BUE 4. T
KEERE 18 D H E WP BUR G RIS Bk & [RINAIRZ B ]Gt itk & |7 RS F 4G
IEFF R R JORFHRAG i BRIP4 | R B — 5 WUT I i RO IR R B 4

JRBES R ERGHIEF RS, TR ZEAGIERS LR REE. | REH e

TR ERGHIEFR R RS, RS RERERSMIEF R RS, RSN RIGIKE
REIEFRGEE. T RICF R MITROFRAER R 5 . | REE 2l s BIE s 505
& JTRERGF IR S [ORERFOF RIS e TORTIEM R L AL 5 B
BTG B ik T RILE e WP ROE R SRt ik . TR SHRAL G RIE SR ¢
TR JAOEIRSE E AT AR S AR BUER BB I S (QDI-LOF) . A SR AR AL £ 27 AR
IR E. [ORER G ISR R e ORI % 18 N H IR MRS SR A . TR
Z IR BB e . TR QPR 5 AU TR BT+ 8B B . )R QPR SE 5 BT
BTG B S e A AU . R QB aNah RE il B iR A ISR B ik . [ OR i 4s
16 TV 5 BT T AR HOE I B H s T R PR 4 4 Tk A2 5 BT TS F R HGIE J5 1505 2 < ke 5
BRI G TR ROR s SR AN R E BB B BRI R B ARy T AR — 4 T Aot 25 Y
BRI BT IR, BTN 2518 f4ot. AR, AFNSE A ZAMRE %R B B R AL A
RGBT A G TR E R R RAE

412 BHEAH (BESLE/NH) RESZEFKIF A

EARRE IS LT -
4, % (BT W ‘Ei@k L
EEREE | BMEHS
s = 5, FEEE, GUFETL, T
fEERT | &4, kR : - 18 4 FEHIE 545 7 3L 4k MO AIE T, 1999
E A48 AT I £ 5 H % 2001 4 5 H 7R KMSIES

ﬁ;
©
=i
b
&
b=




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

TETFR S
s, T
RAE AR E
25 DA ETF
SMEES
B TR HE
EX LRSS N
ETF 3415
& R
5 EROR %
B e S
2 TR HE
ARG =
ETF R4 1%
E4H, K
G224 P A B
EEMELSZ
2 TR HE
ZIREEVR ETF
EEMELEZ
2 TR HE
AR JEAM B
ETF 2415
S&H; K
HHIE 4 FE 2
W ETF IS
3 42 2
IR G =
R 4 1
S&H; K
REVR I L 4
3 42 2
7R JE A BB
BRemMES
ZM; TRE
B PR
EMEES
M, JURAETR
Tl ETF Bt
BReMESE
ZM,; JRF
B4 Tl
ETF 4 )%
4, H=
i grigtiifrlpsead

HIRARAEW TR, 2001 4F 5 F
% 2010 4F 8 HERIINESRE BH
FRAFAEERI A, 2010 £ 8 A 9
HZ 2016 45 F 29 HAES k¥4
EHARA A ER TN OEH,
20114 6 J] 3 H% 2016 £ 7 [ 27
HAL) & H /MR 300ETF 411
FEZT, 2011456 H 9 H % 2016
ST H 27 HAET KA/ i 300ETF
PR SRS 4T, 2012 £ 5
H7HZE2016 7 H 27 HAE k&
RIE 100 80 RS MR ES
B, 2014 4 6 H 3 H L Kk
IEAfR kN 9 ETF 44
27, 2014 4 10 7 30 HZ 2016
7 H 27 AR E K 100 FEEL
HERFESLH, 20014 F 12 A1
Hie () K 4aEES A
ETF 3434248, 2015 F 1
H 8 HiEgE " KAk a1eE B
R ETF &M RELH, 2015 4
1 H 29 HifE kK HiEa{E R
HAR ETF RSN E S AR,
2015 4F 3 A 23 HiEg AT K HiE 4
T4 miith s ETF E4&MESZ
H, 2015 4F 4 A 15 H# T Kl
ETH IR SRS AR, 2015
5 H 6 HlAE Kk B2 B AR 4%
HERF4LH, 201546 H 25
HEA L) & iE4faRelE ETF Al
J7R IR AR EAM B ETF R4 11
e, 2015 4E 7 H 1 HiEg(E
IR PIEATR R B ETF 4
(3423, 201547 A 9 Hi
PRI R BRIR B A T K 4 Rl
PRl S R 447 2015 4E 7 A
23 H% 2016 4£ 7 A 27 F4E K
BB REENEESE
FH,20154E 8 H 18 Hitt) K JEM
BHECEE R R R B S R 4
3423, 2016 4£ 5 H 30 Hid
B RIEEEHARAALER
PEEREI S 4R, 2017 4£6 H 13 H
EAES R HUEA TR Tk ETF A1)
KA T ETF BEREREESE

%10 AL 35 1




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

B | | EX

Vi LARHR H A s L H 87 A 7 2 BB RS H .
2AEFF ML SGEMAT L B2 GIEFRAL AN B BEAR B BEIMED HIAHSSE o

4.2 EEAIHRE PN AE SB R TEFRRTHA

AIMEA, ARESEHNHEST (hE RIS BRI S5 k) AHEZM. 7k
FHHIE AT Tk 22 58 5 RO IGRIR BOIE TR #5208 2 e AR U3 S 3k G B [F)) MEAl A SE AR
e, AREWSMEH . B ST JE N SRS A G 0, TR AR s i AR IR ki b, gk
DA NSRBI 2

4.3 EEAIHRE PN AF 5 H LTI
4.3.1 AR5 ERIHATHO

N LR BT AR R, INSRAS S o BCHA I AR PR I SE AT
W% 5 RIS I M vr Al ORIE 22758 5 SR B SE 3

FESLG RN IR T T, 2w RS BB A S PR DR I B I AR R T % e B e, T
BB B R L IURIE T A% BRI o A RIESL 1™ BB B, Bt 4l 2 AR IR B B Y
FTULE K, B SRR A R A AR R R . RS Gy R, SRS B A i
LK1 X v i = 17 4 ENE 2= o W /A 75 LV i = RSl AR iy 3 v e s piiBu
PR AT RGBT Ty i RE AT SN s S T, SBLR B XU A S RS2 R e
BB WAL G5 A AR RIS I SR, SEELEE BT AR A S e 4 1

AIEWIN, ER AT 5 H EESEPATHL R, ARRREHGZE T AT, REE
FEATAN AT 5 FH I

4.32 REZHATARIL I

AN T JEN EEEIEANFRIB B A 6] At A AR B R B AT IE S B R R R AL &
BN BUF BB A G ER 2 5 H A BT IS 5y o U0 A TR IR AL (] SR R A7 O 5 AT I
B3 31, 28 A m) U™ i O B R

ABEBLA 50N 5 L AT RIS EI A B BT IR BB iR 4L o ARSI, A4l
G AR EHE MMM PR A G K EN R QRIS REOL, (RS 052 5 AN I R
77 24 H AR 5%, R K BUAS B A7 A T RE -3 BUAS 2158 5 AN e B8 (R 8 22 5

11 I 3B I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

4.4 EEAIHRE N HEE BB RIS ANL SR I B
4.4.1 REHINEESBH RIERBIEDHT

(1) HoEHms

VBN ETF kA, AR SR AR TORIE AL S BB SRS, F BRI R I 4R Al ki 2%
ETF RAGHUSG b5, ARG  [RIN RURBON R0 e B L 35k <5 A Dk [m] <58 DR 20T FiE S BR
BRI, D BRI SRR 2

(2) &fEobr

AN, AR IER ORI E B I, B A AR I A R 2K

442 WMEHAZESKSRI
AIREWIN, ARES A BRFTFHENKE N 4.83%, C RMHFHENKEN 4.67%, [FEVS:
FEAE R E N 2.07%

4.5 BEEANXNEMEH EHFTHEATIES K ERE

2017 £E B4R, TR K™ B4k, AR KAL) IR 300 F LG, MR/ iIE 1000
TRHR IS . RIEST R A S EE, —Z5FE GDP 34N 6.9%, LU AEMKEE, FMATT
S )R U AR B A ST AT ML B SR AR B 3 . 595, 6 H Tl hnfe R LI 7.6%: 6 H A
[E % B 7 B Gk [F] L 2 8.8%, FLrPiliEak B R LA A ) 5.9% E 13 6 H 1 6.6%, HLiE
MK 13.1%KiE ETHE] 6 A1 17.3%; #2828 6 AR BT 11%. R 254k
HRERRGFFIZLENILE . B8 E W G5 RS 5780 J AR m s, 5065 H DR
[ 22 G PR T IZ IS . 2258 K5 QB0 WIS SR A % 1RV 2 K5l X R KB, Tk
J BRSO (it v, SO TR % i ) R SR, POk v 2 il B 2 v T R VR B . S S EUR I
WS, FTRATIUL,  RSR AT e VY 9 IR R FRETEE FE % i T A T I IR R L

4.6 BHAXIRE AL EMHERFEF UL

AEWHE AR NS, AR EEANE N 2R SHUE, DT T 3 G 3508 A
B R A SRR P, R BUE 2 7%, A m g HRHEAES 77 TSt 5B R R R
WG AR EBWE ERELLZE, BRERK. SREEITRSTA TR RTINS
BFB A TT NI G TR 5T N e A (EZR 2 @ WD BUR ML P HEAT VRO, AR 1 i A 1E
BURANRE Fp (A 2 SO PR B D5 BT A BT i, AORIELRFERIE T o e H At B b 2

&

%12 I 3/ I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

SR RARSAT, I RAFTEATIZON — 2. B N AR SR T2 RS AT AL &
R REXH G E P E MR, FATER A SRR AEE D, RAER A et %
FERZHB A 5T IR R A AR P MUE AT IZ A, SRS EZR A 2 IS TR AR LA AT, L
PP AR RN B3 B s (L BE TR & AT 2286 . O PRIESE A 2oL, 22 P
A AR BAARGRE, (B AR SR A A R A SO, AR R iR E
AW o 5T AFAEARATE KA 2 4P 58, — DI AR 2 e fp AR 2 e N .

ARGEHANC ST REGFILAEFEARIUEAT . TR R AR EF RS, hHZ
& R 2058 PP ORI ab R Al (B K

4.7 EEAXIRG A EESHE B ORI B
IRYEASE G & A etk gifeat 50 e Ik St 7 BC R IR R RLE , AR BE G AR S I R
BEAT AR 72, A6 & RIAE -

5 FEAME

51 HEHARESIEE MBI TFEIFHLE Y

AN, HEBATBRAA A RA R (BURFRAILE N 8] K PR e nl 1Ll 752 5 20T
TR BOE T R R G AR NI & (BURRRAIE S MFEE i, Ay EZR vt
BAE) R RFEEEM e E FATE A RUE, AT IS0 BURA AR 2K
1T, ERRBURTHUELT 1R 55

5.2 f£8 AN EMNFESR BB EEMATE. FETE. FESREHI A3

ARG, AFEE AR GEFFRREEGIR) S A IEREM . B & FAFEE P
ME, WARSEGE AR RIS AT Vb EAG MRS, XU i E BTG G 0 B I IB: [e]
IR FRITH 5 DA 3 8 3 PO S8 T T HEAT I AL, AR ILAR L 48 B NAFAE 10 T 2 R A
AN AT N -

5.3 B ANELEEREPUHELFAFNESE. HHAIZERRER
AR P S5 HEAR ERIL. R ECRE AL WS iRl (e W55 SRS el
TR S B RAEFTE NERVEE A BT H SR SRR SE . #Em e .

13 I 3B/ I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

6 FEEMFETRE CREFHI)

6.1 EF=RAMR
SR TORPUEE TR RN 228 5 R BGUIREUE S I 4 ke N A 4
Wb H: 201746 H 30 H

B NRMJG
% AHIR AR
20174£6 H 30 H 20164 12 H 31 H

B - -
BATAEK 23,896,341.29 23,521,152.32
GEHA 4 - -
17 HRIUES: 7,164.11 18,046.72
T o e gt 399,138,107.81 392,149,868.64
Horpre R 10,216,352.33 5,796,662.10

BT 388,921,755.48 386,353,206.54

PP SRR R - -
FTAE SRt - -
SEN IR G Rl 7= - _
INEISCIIE 737 SR - -
RESCRI 4,196.93 4,870.95
AL R - -
JNEUAT I 3 206,886.25 238,237.07
18 JE TS 5 7 - -
HAh %= - -
BwrEEat 423,252,696.39 415,932,175.70

SRR E AR LEBA
20174 6 H 30 H 2016412 A 31 H

Fiufit: - -
S R - -
28 o P 4 Rl A7 £t - -
T4 S 9 fit - -
St [ ) 4 b 9% 7= K - -
JNEASTIE F7 3 5K - -
JREASTBE [A] 1,681,696.59 1,043,027.42
I AsH i FE N F 13,168.00 12,683.74
NATFEAE 5 2,633.63 2,536.75
AT B iR 55 o 4,117.65 611.08
A2 5 B 33,692.23 21,839.34
A A B - -

%14 TFE 35 7



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

A FILE, - -
A F T - -
T3 E BT £ - -
HoAt A7 53 169,315.39 332,378.31
AT 1,904,623.49 1,413,076.64
BB B : - -
Sl 4 500,662,202.28 516,308,507.64
A4 B -79,314,129.38 -101,789,408.58
FEEN R AT 421,348,072.90 414,519,099.06
SRR A E NG AT 423,252,696.39 415,932,175.70

VMRS EIEH 2017 4 6 H 30 H, 7R AT SRR A SR ATTE R T 0.8416 JT, F: i

A 484,126,709.96 17 | AT IV B ERAE C R AU NI TH 0.8425 7T, HE<GAn AR Al

16,535,492.32 13

6.2 FER

Sy % 500,662,202.28 147 o

UM TR IIEATR AT 2858 5 BT IR BOE TR 8 2k e Rl AUIBE A

AR 20171 H 1 HE 201746 A 30 H
Bfr: NRfoo
A H _AEEERT L HARE]
W H 20174E1 A 1 HZE 2017 | 2016 £ 1 H 1 H=ZE 2016
F£6H30H F£6H30H
— A 19,856,387.10 -98,284,382.32
IIISUON 84,592.35 91,341.86
Horp fEFLEIRN 84,592.07 91,336.35
el SUL PN 0.28 5.51
P SCRRIERALE RN - -
SENIREE SRl 7t PN - -
HoAFE YN - -
285 (FR DA 1B A1) -4,041,035.45 -856,267.46
Hrp: R -186,026.72 -792,015.10
Xy e &l -3,964,700.40 -91,995.34
s it 213.72 1,855.01
P77 CRRIE SR B 2 - -
pisd Eydnd (& - -
fTAE T H s - -
lireillvE 109,477.95 25,887.97
3ARMMEZI R (FK L5 351D 23,792,014.49 -97,552,823.76
AR EE (R LA —5 3151 - -
5. HAN (Fk LL S IES)D 20,815.71 33,367.04
W: —. #BH 325,149.24 323,111.76

15 TFL 35 1




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

1. EH R 82,159.03 82,605.73
2. fLE® 16,431.88 16,521.20
3. HEMRS T 18,390.08 -
4. oA 37,705.26 43,363.41
5. FIUESZH - -
Fode S R0 4 b Bt 7 S - -
6. HAth?hH 170,462.99 180,621.42
=, AESS (FREMLL-"5HEH)D 19,531,237.86 -98,607,494.08
e A - -
9. #FE F5HRUe-"SIE)D 19,531,237.86 -98,607,494.08
6.3 FrEEN R (BEE) R
SUF MR TR IR TR AR T 928 5 BU AR EOIE F5 4% BT L 4 ok Ui L 4
ARG 201741 H 1 HE 201746 30 H
Bfr: NRM
A3
W E 201741 H1HZE 201746 A 30 H
S ES R4y BFwE PR ER G A
— WA E R
S 516,308,507.64 -101,789,408.58 414,519,099.06
T RIS E ST AN
RGP EA N CARIH] 19,531,237.86 19,531,237.86
iz
VN B S T T
AR EIFER S (F -15,646,305.36 2,944,041.34 -12,702,264.02
B DL 5 31 A1)
Hp: 134 HIEER 53,539,432.88 -9,264,569.81 44,274,863.07

2.5 I ek

-69,185,738.24

12,208,611.15

-56,977,127.09

VO A3 1A 3 & i B A
NG BEA R 7= A ) 2 4 1
EA2 5] GRERED L5
=yl

fiv WIRPrA &M (G

i)

i 500,662,202.28 -79,314,129.38 421,348,072.90
EEEERT AR
HH 2016 4£1 H 1 H&E 20164£ 6 H 30 H
SEfE S o ECFE iR EN AT

—. WA E N A (G

PR 559,303,895.75 -28,867,423.78 530,436,471.97
= ARG ETE BT

FGEHERR AL (AR -98,607,494.08 -98,607,494.08

16 J3E 35 1T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

= RSB 5
R e E A S (i
fE > L5 3151

-14,407,337.28

3,208,459.33

-11,198,877.95

Horpre 1 FIEEK

56,401,214.59

-13,388,910.33

43,012,304.26

2.5 g [l K

-70,808,551.87

16,597,369.66

-54,211,182.21

VU S 3 & i W A
N BE AR 7= A F i 4 19
EA25) GRERD L5
B3
Fov IR &M (G
SEAFED

544,896,558.47 -124,266,458.53 420,630,099.94

TR BHE A 55 30 R B AL AR 7)o
AR 6.1 & 6.4, WMSRRE TIMIT NZEE:
HEEFHAMTIN: AW, EESUTERTIAN: N PRSI sKERE

6.4 RMVE
6.4.1 FEHARHHR

IR IR A AT I 2R A8 5 BT IR BOIE S 4 0 B R R U & (UL N RIRR A 474
F L IE 2 e B B 2 O 23 (v BRI e 227 iE MR VR AT [2014]1381 500k #E, BB RERNTT R ARG E B
HIRA TG (e N RS ERE SR 3E E10) . (AP SRR R RSB S HINE) 54K
BUE R (] R UE A AT 1 958 2 BUFIGR IR SO 48 B 2k & R iR U S S L & A R Ritg,
F 2015 4 4 H 15 HEEKR . ARSMELSEFENANT KESEEARAT, EE&TENNTE
AT AR A 7]

REELFLEMN 2015 45 3 H 23 HE 2015 45 4 H 10 H, AR NRARIFRATES, 780
BRAE, HXEERENANRT 1,415595,322.66 76, 20AE ) H0N 20,582 F1o Hrf, AEKIR
TERE I B H 2 BT~ AR I BRAT R E 3ok AR T 218,315.61 oG, #i & 5:&(n4i 218,315.61 17, 1%
REEL G & TR A RLY BT NFE SR N SIK . A& SR U S Al B 1Rk 2 T IT .45 Bt

CRPRREIRA 1O 300 . FEAFT 2015 45 4 H 15 HAR, &6 FARMAMEES RSN
1,415,595,322.66 17} -

W (RN RILA EE AR R0 (ATFSERIER R B S B INE) MBS S
ST, ASEHRTEEARE: His ETF EE&0H. ARMIEEUSm B & &k i, ol &
BT AR i CRLAE /IR GNP B A2 b [EIE s S A% BT S  RATAERR . gz, fil
B BOIE. BRI W7 HRRIE SR 1% M T DR R Bl EIE i 2> R VP A S 4%

17 I 3B/ I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

BRI B TR AREERTTT HAR ETF BILEBIAMK T2 & 507 A 1 90%, 385 H H &4
THERBAR LT & A AN Z RIEE )5, IRFFAMET 2 B 3EH 5% Il e s B A —FUN
HIBURF S5, BGIE R oA <6 fi TR 5 B8 bU B AR IR R R sl B DL 2 AT . AR Sk 55t
PURRIEME . 95% > IE 45 AT L B4R Bl o R +5% <ERAT I AR (BUJR D

IG5 4RKT 2017 4 8 A 22 H AR GRS B L8 Atk .

6.4.2 SHRR KR

AR I 45 (I 55 AR R AL A BB ATATT ) b 2 THAE I (LA ST FReAilb 2 THAE ) A [EAIE 2
A RT3 AT ML SE ST BRAE B0 SO G, [RIIN AE BAA S THZ RANE B EE i th 2% 1 v ElIE
TP M W R AR A T2k AT ML S S5 HR AR

6.4.3 AFAMV STHHEN KA SR RE 1 7 B

AR < I 55 3R 1A G o) 55 5 A b 2 T R DU R v [ M 2 R A ) R T AT ML SE S5 AR 1A S5
FERIER, HL, s B T ACKE G 2017 4F 6 H 30 H W SR IE LA K2 2017 4F R4 28 R
MEE G BE DL -

6.4.4 AREHFTRAKSTIEE. ittt SR —HFERER S H B3
AIEEAR G PR BER . 2T TS SRl — I8 R A — 2.

6.4.5 STFBURMSTHETHEEE DL R 24 F IEK B
6.4.5. 1= THBURAE KB
NI AR AN A 8T 7 U W K K 2 TH R AR T

6.4.5.2&THETH AR E I BLH
AR FE A AR W TC 5 U A R Tl T AR

6.4.5.3Z45 % IE UL B
AFEGTEAYR S W O 7 B B KT ZE T IR

6.4.6 BiIR

%18 JFL 35 1T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

FRYE W BOR . B RS 5 W i [2004]78 53 (R TIEFH I S FUNBUR @ A1) W
[2005]103 53¢ (% T B A 43 B a5 A S B SCBOR Il R FF3d ) A [2008]1 5 (MBS, 5K
B2& S e R T AL BTSRRI ). 2008 4F 9 H 18 H ( Bifg. ERIINES A5 ok T
TR S5 5 5 ENAE AR WS 7 20U B AR @ S0 ) W FE[2012]85 5 (5 TS b i 24 w) i B 20 22 74k
AN NS BUBCRA S @ A . R[2015]101 5 (96T Lt & B 2 40 ) 22 B AS N T A8 Bl iEk

A R BRI A[2016]36 5 (5T A I HEIT & A b4 (B s U aE Ay K HAhAR SSBL
FFM LA, FERSRIT

LAEF 30 5 e (B P IE SR 4R B ik, PBGIE SR 4R 08 2k ) B8 PN Y 2k < S S . i e
AEE MV BRI (A

2XHEFHAE R4 DAE S T 7 PR YN, IS LR Bz mloN, BRI
RN, BigF AL B AR, AN AL T A

B3I AT B RS . AN, i BT A RIECEIBUR 2 H B R A [ RS
LR HIRGAN, D ANNATERAT AL TIPS BT AR BREE, FFIRWIRAE 1 MH MW (& 14
O ), R AMP S M ANABTEEE FFERORAE 1 MM EE 14 (14 1, &
A% 50%TH NS NBI TR A FERIME 1), BOR LIRS AR AT R, R TS
gt 20%HIBFTHEN N3 -

AXTEEE ARG RLEWON,  HRAT 67 RIARVAE (7] B 4 A RSN ARG 20% 114~
N8, AN TS

S0 T e N AR, HikTT % 0.10%M B RSN TR (B 52 ) 58 53 ENAERT, 321k 77 AN P4
YHENLERL

6.3 B E U I s AR AE A B S e R v WA 38 ey AR B B AR A B et BB SRR
BT INEAER . AP SBURI AN N3 .

6.4.7 REEH KRR
6.4.7.1 ARG AR HISC R B AN B AR TR RHSRECE KA HIIE I

ANIE AR I AN AR 1 1) 5% 2R B LA HE KA 35 50 R K SR T Rk R R AR AL R 0

6.4.7.2 FIREGH SHES KRR 5 M8 KRBT

KIPTT 447K SAREHR R
HERAT B A R A F HEIEE N ALY
RIS E AR AT RN EEEHEAN EMREILS

%19 I 35 1



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

o A B
I RAES B A7 BR 2 ) FeEHNEEAFE L AU
;E*ﬁéhTﬁﬁ%x%ﬂ%mﬁhﬁﬁﬁﬁﬁ A L2 A (A 4
6.4.8 Aottt H K b 47 BE AT L HAIR] KRBT 3L B
6.4.8.1 MEELRBKH B BITHATHR S
6.48.1.1 BEXH
SRERAL: NRTT
ENY AR ] TR
20174E1 4 1 H %520174£6 H 30 201641 H 11 %20164£6 30 [
RIKTT 44K 2 SE=L )
RS 4 R PR B
B bt ) Eet]
Z?E#H%\ﬁm 4,024,444.84 13.95%
6.4.8.1.2 BUERH
AR FE AR I S b AR AT B 1) A TG I I SGHRTT 5E S B s HEAT BGIE AL 5
6.4.8.1.3 iHXH
SRERAL: NIRRT
EN AR ] H A TR
201741 H 11 %2017426 430 [ 201641 H 11 %20164F6 530 [
RHKTT 44K i 2 £t 2
RS 4 i PR B
B LA B LA
. T RERBEERA 2,458.40 22.84%
6.4.8.1.4 RISATRERT IS
S NRMoT
EN

KRIKT7 4 FK

2017 %1 H 1 H% 201746 30 H

= 1]

A | RBA

20 3L 35 7



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

% BRI NP
RS R A
=
T EIT
o 2016471 1 111 201646 /1301
KIRTTs A RS | ERTRRLA
4 paitep | PONAHERE | o e
= i 20 51 /AN N\
gjiﬁﬂl{”ﬂﬁ“ 3,748.05 17.12%

T LR G MR Sebni: SORH =R e S B & Ll - e 3 -2 T -G XS &
WAL .

2 A HE G 5 R TT AZ By AR IE H S5V L A e — Rk 2 KT 3L

BAFEE I IZRA G T AR 1A R A E M e R 5. RS I AR 55 TE L S
I A HE B A IR BB TR AN T 3745 2 IR 55

6.4.8.2 REHIREN
6.48.2.1 H&EEHR

Bhr: ARt
A R AE AT B A ]
T 5 20174E1 1 H Z20174F6 H | 20164F1H 1H 2016456 1
30H 30H
U 3 A (R R G N S AT R B 2 82,159.03 82,605.73
Horr: SCAMRSE VIR P 4E4 2 353,980.85 357,236.75

T BESE T LR — H IS R B BRI REA H AT ETF B4 08000 43 (0 E 4 98 7= 1 E 5 i AR A
CENGTHEL TWHC0) F 0.5%4FE B At 4 . &R AT 57 T -

H=E>0.5%=44E K5}

H A H ST 5 4 48 1 2

E NG — HE ST — 10— H g Bis ETF & 0800 R ET 8 E, H7, WE

B0

BEEHRFHIE, ZHRTEGAAKR, %A, BESEEARESITE NROREE S

WIS, BERENTLETIRAR 5 N LIEHNMNIEE P — R AT A RSN #

B EERE . ARREE, SO H HIRE.

6.4.8.2.2 H&IHEHR
A, NRMIt

#21 I 3B/ I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

A A AT B 1]
T 5 201741 1H £20174E6 H | 20164F1H 1 H %20164E6 1
30H 30H
2 H R A R 4 B SCAS R A 2 16,431.88 16,521.20

VE: BEGFRE Pl — H ARG B I HE R FT R H s ETF JESAR A0 43 156 4 BE 7 1+H 5 (1 AR A
CERATHEL TWEC0) [ 0.1% ) 2R, B RMTHEIEm T

H=E>0.1%=44F K5

H v H R R S 2

E NRT— H RSB 1 E — 1 — B TR BAR ETF &M B0 & %588, #5805, )

EHLO

BEEERFHUE, BHRTESA AR, A, BEGE AN EGEE NKIAESITE

WRIFAG S, HEFEE NELE T U BT 5 A TAEH A EEG I h— U SO 2 ik e i H

AREE, ST HIE .

6.4.8.2.3 HEBERSE %

A, NRMIT
o A
IRTSFEH B MRS o 1M %% 201741 H 1H £20174:6 430 H
KIK T 2K g s N "
A A B G B ST AR IR A A 5
—
fﬁﬁiz%ﬁm 45047
> A At
rﬁ%i;ﬁﬁ@ 15,240.58
ait 15,691.05
B AERE AT LE 3 A
ﬁ’%’%’%ﬂ\&%% SRS 20164F1 H1H % 20164F6 H30H
KI5 0 P e 7 S O 5 45
JRAES A A PR
A
JTREGEHAR
el
it

T AEEG ARESMENIUREERS T,  CRIESMBIM B EIR%S Teikir—H C RIES M
PP EHE N 0.40%F B THR . THHETEATR:

H=E>0.40%+44ER%

H >y C KA A H RLTHR 4 8 IR 55 7

22 I 35 T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

BT — H S 5 E

SHeENERIR T UL 5 D TAFH A AEEEIY 7 h— PRI, A ey U AR, 0
AU B JEH AR & AMUE AT R e BT . BB H . ARESE, SO H IR
iE.

6.4.8.3 5RIKT7 BEATRAT [A] [R] ML T 35 B 30 (555 1B ) 32 5%
AT AR T I P B LA P AT IYITR] P S-SRI BEAT BRAT 18] [ T 37 (R 55 (5 B ) 22 55

6.4.8.4 ZREFBEARESHIBN
6.48.41 MEHAESERANZHBEE R EREAZESNHEMN

AL fy

A SR ET A R
T 20174E1H 1H %20174£6 A 30 [ 20164F1 H 1 %520164£6 30
IR T IEVE SRECERA TR A TH SR BEEC 7R AT A

LURVIES NS

N 65,821,345.49 - 65,821,345.49
SE DT ER

SO0 16 B D 1SN
a2t

1 18] ] % o A2
1 A

Ul : S ] TG [ml /
2 A A

WK 55 47 1 2%

Ay 65,821,345.49 - 65,821,345.49
S DT AR

MR Fr A 3
R = 13.60% - 12.08%
S EE A

6.4.8.5 HIKEXT tRE KIBRAT sk RBUR S A KA B

h: NRMIG
ENY AT EE ]
ST 20174E1H1H Z20174£6 30 | 201641 1H 5201646 30H
HAAR AR BV CEIISYION JAAR AR EEEIISUION
[ ARAT AR A IR A 7 23’896’341'3 83,893.48 24’466’653'; 90,623.08

s AT AT AR B AT N EARAT B A BR 2 R RS 42 HRAT R LA R B2 E A R TR

23 I 35 I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

6.4.8.6 AZEEARHYNS 5K AHIESFHIER

EHERAL: NRTT

A
2017 %1 A1 H&E 201746 J 30 H
R G IS E N
RIKTH ZFR UEZFARAY IR 2 KATH | &= (AL o
Pt
e,
IR I
1 FRA A
AR AT L ]
20161 H1HAE 201646 H 30 H
FEETEARHIAN LN
KK R UEZHARAY WA R RAT | B (AL o
pSenet
/5K
IR I .
2101 2K FRINA 150. 1,434,
IR A 00210 IR fic s T ) 50.00 34.00

6.4.8.7 JLAMSRIRZ 5 B I i A
ARG A AR 239,557,595.00 43 H AR ETF J <5 & diE A48 nT 2k i 2% 22 5 AP iR

HOEFF AL 1 A

6.4.9 HiK (2017 % 6 A 30 H) AEEFEWRESZRIES

i H R BT L5 98.93%

6.4.9.1 BERAEHT &Y RAIES N T HREFE FRESZRIES
BEAREWIA 2017 4£ 6 H 30 Hik, AT TR R M8 &AL S5 M0 54 1078 52 FRAES .

6.4.9.2 HIARFFH MEIHMEMEFIBEZRBEE

EREAL: NIRRT

=1
PEEE | BCEE | (R | (SRR | HRAN | B | ST B HAK AR P
RS | A | B | B [ ERA | B | B (AL )| RS | AhE A
i
00248 2017-02| H KH
SRS N 8.64 400.00 3,444.94 3,456.00
o "B s | g
00207 2017-03| H A
EEEL o 7.07 602.00 4569.300  4,256.14
6 || 20 |mpm
30036 | 3 7F[2017-02
LT E{@ 33.43 200.00 9,570.67]  6,686.00
4 24 -13 | iR
00067244t 4:|2017-01| E K# | 13.53 503.00 6,630.63 6,805.59

24 TFE 35 T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

3 Vil -18 | TifE
60360 | K1)} [2017-04 2017-0

7‘?” E{@ 13.91 13.99 560.00] 8,128.80  7,789.60| -
8 i -05 | mhifEps 7-21
00061 [*ST % [2017-02 2017-0

) A E{@ 15.04 14.29 600.00, 9,054.000  9,024.00 -
3 | A | -15 | mifEpm 8-17
30014 £[2017-01 2017-0

I E{@ 15.57 14.01 629.00 9,979.421 979353 -
8 1k, 25 | TifE R 8-01
00242 |1 FkE2017-01

HEF RS Ejf$ 8.07 - 4 1,300.00 13,115.11 10,491.00 -
6 w5 -16 | Tifsps
00226 | .38 [2016-12

{f Ejf$ 23.100 - - 505.000 12,861.53 11,665.50 -
0 i -05 | Iifsrpe
60013241t 8] [2017-02

é'ﬁﬁ Ejf$ 16.79 - - 700.00  12,129.000 11,753.00 -
6 K -13 | TifERs
60035 | [ jiik B:[2017-06

IRk Ejf$ 7.00 - 4 1,701.00 16,365.13  11,907.00 -
8 & -05 | Tifsrps
30010 | WAk % [2017-04

AR Ejf$ 25.96) - - 501.000  14,563.83 13,005.96 -
0 By -05 | Tifsrps
60359 2017-05

il Ejf$ 16.21 - - 806.000  16,672.17 13,065.26] -
8 L8 -10 | s
00088 | 5 15 [2017-04 2017-0

T Ejf$ 22.09 19.88  597.00 1428811 13187.73 -
7 11 27 | TifE s 7-14
00070 [#: ¥ £} 2017-06 2017-0

B %jf$ 8.09 8.000 1,704.00 14,201.42 13,785.36 -
0 Hi 28 | mifE s 8-16
00209 2017-04 2017-0

R %jf$ 14.09 14.48 1,002.00 14,871.700 14,118.18 -
8 i -24 | TifE R 7-24
00268 | 7514 %}2017-06 2017-0

REl %jf$ 12.59 12.700  1,202.00  17,046.77 15,133.18 -
1 Hi 222 | s 7-03
60065 |74 |7 75 [2016-12

IR %jf$ 1132 - 4 1,500.00 16,799.59 16,980.00 -
5 I, 220 | ifE R
00234 | 5 % [2017-05 2017-0

I %jf$ 7.01 6.700 2,504.00  19,098.17] 17,553.04 -
8 iy -11 | gk 7-27
00235 |/ 3£ 4(2017-06

AR E{@ 25.41 - - 700.000  17,842.42] 17,787.00 -
6 14| TifE
00003 2017-05| MK

TR o 31.74 - - 600.000  24,930.80 19,044.00 -
g [N o G
30041 2017-04| # KH

PR o 2029 - 4 1,001.00 22,969.11 20,310.29 -
3 PRI -05 | TifE s
30008| 4k K:[2017-04

I&k E{@ 14.93 - 4 1,401.00 22,456.43 20,916.93 -
9 I -19 | Tifs g
60065 | Ffi 4£42:12017-05

L E{@ 3.26 - 1720000 2732179 2347200 -
3 % -08 | mifEpE
00267 |l i [2017-06

WAL E{@ 15.98 - 4 1,509.00 23,500.34 24,113.82 -
6 1y -30 | TifE R
00241 | 5% % [2017-03| H KH 0.31/2017-0| 9.300 2,600.000 25,170.76 24,206.00 -

325 3L 35 1



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

8 | -20 | TifEp 7-10
60060/ 4:#.75[2017-03
SR ERE o g | 300000 2242541 24,240.00
9 | 20 | TifER
00262/ 2017-04
S R o 1 70400 2716801 25597.44
5 A | 13 | T
00207|*ST £x[2017-05
ST #& EXE 0 1 253900 34,739.06 2582163
0 o o-02 | TifER
30029 [#£:37 11 |2017-04
R e S Y 1 170500 3435021 34,13410
1 gy | -19 | TR
60095 {1475 [2017-
/7{% 017-06 Ejf$ 1057 - | 5561.00 59,258.78 58,779.77
9 2 | -19 | TR
00010] TCL 1204704 HRIE| 5 \J20170) 500 54 900,00 12476414 119,707.00
o | s | 21 |wmw| >N 7as | 374 P S

6.4.9.3 FARMBIFIEEIAE 5 E IR 55
6.4.9.3.1 AT TSI IEEW

BEAREWIR 2017 4F 6 F 30 H 1k, AFEIToNFRAT 737557 1E 101 5Z 53 T B <2 i 17
JHUEZE, AR 5157 .
6.4.9.3.2 5 i G HFFIEEE

BEAMRE IR 2017 4 6 F 30 H1k, AREGTNFUESAZ 5 Pt 1L IEAZ 5 1K B =2 H 8]
WIESR, oA o7 .

6.4.10 FBITFEARFAHT SRR T E U M b

LA R E

(L) A o M - i T R

RELZA S B  0  F 01 B BIC SUR SR e, JUMK T (AL T 4
A

(2 LA S H R 4 T L

(i) T LA S B R 7k

REEGA L2 R 75 o R 7 5 i AR X B P TR SRR
B2 M A O R S A RV 24 5% B — AR,

(il) 8 J2 2 4 T LA S

T 2017 4 6 H 30 H, AEERAILIA RN R ISR T R TR T8 BRI RN

398,489,521.76 7T, J& T 5 2RI 44N 648,586.05 76, LJE T 5 = E%&II4% (2016 4F 12 A 31

3 26 T3k 35 1T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

H: BTH—EHIARETN 391,80541851 7o, H_JZHMARHN 344,450.13 7u, KR TH=2E%
HIARED o

(i) 2 o B T 2 2 ) Y B K AR B

XFUEZRAC 5 pr B HUES:, A7 I K FEIUE ., A2 5 AEER. B TR AT RATSEE O
AT G o3 ) TSR 258 Sy TR R E IR . 52 5 AN R 1) K RS ST R4 A SRAIE S R & Se (B 1)
N ZRZEEEE =R, ER IR A RUE S A RAIMESTIN S — B R

(iv) 26 =B S AR BN A 1232 2l 5 40

o

2.BR A SUME AL, B B U HASTE B 0 7 I ) A B T

7 BEAEHRE

7.1 MIREEFHAHEHIL
SRS AR

Fr | i . T
1 &L 4y 10,216,352.33 2.41
Horpr: SR 10,216,352.33 2.41
2 BT 388,921,755.48 91.89
3 ] WAL 7 45 % - .
Hr: fiidz - .
B SCRRIESR - -
4 DRl K iy - .
5 S RATAE AR - -
6 SN IR 4 il - -
Forprs SB[ D 1 S NGR 5 4 ] ]
AV
7 AT MG &N AT 23,896,341.29 5.65
8 At 25 T % 218,247.29 0.05
9 Hit 423,252,696.39 100.00

%27 I 3B I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

7.2 BIREAT LS R BERRAS
7.2.1 REHAREATIL I REPIRE AR E R R A S

SRR NIRRT
o e < B R L A

RS | AT 2 fE (o0
A R R ARl ; )
B A - -
C il ol 6,310,211.36 1.50
D B0 ) R BOKAE = R b - -
#EHI ; )
bR B 1,028,250.08 0.24
G LB EAEATHEDL, 12,665.00 0.00
ERRIE e 90,009.33 0.02
| SRR BAEAE BEAR RS 1.059.279.03 005
J SRl 13,038.00 0.00
K B H 110,528.00 0.03
L FLBE RIS 25 R 45 471,406.22 0.11
M FHERF FORMEA RS 16,226.00 0.00
N IKF S FRBEA 2N L it 5 F 199,424.50 0.05
o JE AR SS  AEERAEAIR 55 - ]
P HAE 39,815.88 0.01
Q TS TAE - -
R AR AR E AR R 865,498.93 0.21
S ey - .
&t 10,216,352.33 2.42

7.2.2 |AEPAREAT L REB BB R R R RS
AR G AR AROR S5 AT 8 I A B A B A B

7.3 B A SO e V4 (E HA /I - 42 PR S
SHER ARTIE
FE | ORERD | REAR | SR AR EIE A

3 28 T3 35 1T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

A EL (%)
1 600637 IR I BR 34,781 753,704.27 0.18
2 000651 M I A 14,501 597,006.17 0.14
3 000333 F I EEH] 13,355 574,799.20 0.14
4 600104 REEH] 10,399 322,888.95 0.08
5 600690 W iR 9,201 138,475.05 0.03
6 002024 BT 11,101 124,886.25 0.03
7 000100 TCL #H 34,900 119,707.00 0.03
8 600660 A R B 4,404 114,680.16 0.03
9 002594 A1 2,202 109,989.90 0.03
10 601888 vh ] [ i 3,404 102,596.56 0.02
VE: BB T ARG MR E S BRI T E B0, RG] 5 8T I 8 BN 0 (1 P 4F FE 4R
HIE,

7AREH AR EBHEASHEAZES)
7.4.1 RHTNSHUE I HPIEE B E 2980T 20 4 KB4

SHERAL: ANRMT

EEE%B%:T: Ay
5 i =S Ji SR A PR N AN X P EHE L
(%)
1 000333 F M EEH 523,625.00 0.13
2 000651 K& I HLA% 487,653.00 0.12
3 600104 R AEH] 329,506.00 0.08
4 002024 BT B 154,652.00 0.04
5 600690 H &R 121,824.00 0.03
6 000625 K] 116,880.00 0.03
7 600637 RI7 BB 112,584.00 0.03
8 000839 W5 % 112,197.00 0.03
9 002594 EL 7 e 105,072.00 0.03
10 002739 Papr:ih-2 100,802.00 0.02
11 600660 A R 3B 98,770.00 0.02
12 000100 TCL #EH 98,370.00 0.02
13 600066 FIERE 97,919.00 0.02
14 000069 TEHRIR A 88,640.00 0.02
15 601888 Hh [ [ iR 87,019.00 0.02
16 000793 Ao ALt 82,570.00 0.02
17 600741 IR 80,608.00 0.02
18 600177 HEXR 80,389.00 0.02
19 600398 W 2 K 69,212.00 0.02
20 300027 HEE o 66,750.00 0.02

TE: AT T 7.5.2, 7.5.3 S NEFERE G Qi EESIRISEN L B KoM

% 29 3t

5 51

TR M



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

TR ISR, e B 2R iy L Esh i se . e, ZAWE . KAT N IRl R AT BUEE
R, Ak, RS (HESEANREBAY)  SZHEH (B BN 3k Kk
(E T (RSN R LU B ) 151, AFEREAHRE 5 P H .

7

=

7.4.2 RTHSEH S HUE B IHIE S 7B 290B8RHT 20 42 IR 940
G KR

R 4 Bt
F5 Ji SEARRY JI S5 A4 R A RS S P HE LA
(%)
1 000651 s e e 1,146,738.12 0.28
2 000333 E MR 1,009,405.55 0.24
3 600104 VREEH 632,437.00 0.15
4 600637 R ER 594,895.00 0.14
5 002024 T B 286,583.00 0.07
6 600690 H iR 253,237.74 0.06
7 000100 TCL 4[] 224,634.00 0.05
8 000625 KR EE 215,664.47 0.05
9 600660 A R 33 204,060.58 0.05
10 002739 Jiik HLEY 196,803.00 0.05
11 000839 W5 % 194,037.00 0.05
12 600066 TR 184,567.45 0.04
13 601888 Hh ] [ e 181,699.68 0.04
14 000069 BRI A 180,710.00 0.04
15 002594 EL WP i 180,289.38 0.04
16 600741 IR 157,540.51 0.04
17 000793 e [ A 1t 153,816.00 0.04
18 600177 KR 152,624.00 0.04
19 300027 HETH b o 131,585.00 0.03
20 600398 A P 124,423.46 0.03

7.4.3 TEANBERIBA SR E R KN B8
SHERL: AR

SENBEEERI A (RAS) LA 9,058,562.00
SEH RN (R3S B 16,302,567.11

7.5 BRI MF D RE BB A S
AEEG ARG WIRARFFA 57 -
7.6 BRI A FRMHE 5B ST #E LB/ R HO BT LA RS B R 4R

ARG ARG IR KA 77
%5 30 TU3k 35 7T



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

7.7 BIREA YHE ST E LN BURT 4 B SCRAESR ROR W4
AT AR IR ARFFA B SCFFIE TR

7.8 WEHREA RPME SE ST FE DT L4 R &R B A
ARGAMEIRARFFA SR

7.9 BIRHEA FMHE GG B HE IR/ EORT LA BGES R A

AT G AR IIRAR ARG

7.10 WEHIRAE S BT KBS 5 H LU

(1 AEEEAREWIARARFEA Beih 16t

(2) AEEEARA I REAT BAR AL S

7.11 5 IR AR G BB Y R A 38 B R L 1

(1) AFEGAR S WIARFA EH 5 9115

(2) ARG AR AW AIEAT B I 5258 55 -

7.12 BERAGWEMIE

71212016 £ 9 H 24 H, E#ARIT BT AR A7) (600637) PR A I 4 i KT, Y
HENER S T OMTEUL T . AREGOAIREBINE S, ERERRIREU R, RIS
NFREHIERRE . B ERIESRAh, ARG BT R T 2 UESF PR AT F AR VA HH A
MNP, BRAER & ] H BT —FE N Z B ATFEST. R TTHIETE.

7.12.2 AR, FESH IR 44 I A H R G A RO (1 45 3 IR 22 PE A AR I

7.12.3 FARF Al & B =4 B

B NRMIT
55 AR £
1 A7 H PRAIE & 7,164.11
2 ST IEF5 37 K
3 JS2 WL A
4 2SR S, 4,196.93
5 JSZHAT FR R 206,886.25
6 FoAth RUSCER
7 5 2
8 FoAt

3L I 3B I



JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

it

218,

247.29

7.12.4 JARFFH KA THBOR R #8555 94
AT AR IR AR FFAT A+ F B P 3 555
7.12.5 JHAHI 148 B 5= T AU 32 PR A L A i B

ERURLL: NIRRT

MIEZRETH | HERERE | HiEZRE
Fe Ji S ARG % SE A4 FR
AR E 1H EL 451 (%) R
LS
1 000100 TCL #H 119,707.00 0.03 Ei%y‘};

8 ESMBRHEARER

8.1 MIARESHIFEN S BAFAEANGH

AL fr

FrE NG5
NP | P HREAT LIk a e NN
x| ‘
(M) Fe L R A
FrEE 4 A 140
75 ) % L A7)
JR AT I B
9,759 49,608.23 | 66,019,413.29 | 13.64% | 418,107,296.67 | 86.36%
A
IR AT IV B
1,188 13,918.76 | 13,225,508.78 | 79.98% 3,309,983.54 | 20.02%
BC
L1t 10,947 4573511 | 79,244,922.07 | 15.83% | 421,417,280.21 | 84.17%
8.2 iR ESEH AN N REFE AHEEKFER
i H A MRS () 7 35 G S A EL A
B =L NI NP NAES ZE W N 168.73 0.0000%

8.3 HIAESEHEANMLN RFFAFFBAEEL TS B X MHKER

i H

FAA el E B ECEX T (TT6)

%32 I 3B I




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

/NI G LY NANIE X e g
WISt AR AT &

IR L A AT S 0

8.4 REAESKER SRFHRBIERL

A AT REMELE |
Bamma | | R U kK
4 M He U |
# # WA R
e L

i H

B . 65,821,345.4 10,000,200.0 B
ReEEHANEATE S o 13.15% , 2.00% =4

i 65,821,345.4 10,000,200.0 B
&1t o 13.15% ) 2.00% =4

9 T E: S AR
AL

AR 7 1B <5 B R W47

Pl AR T A A R ] 4 5

ASH I S AR S 1 8

AH A HH A AR I 4 4 AU 500,662,202.28

10 EXRFHER

10.1 EESMHFRFAEARSRK

AR AR AT RSB ARG AR
102 ESEHEA. E&HEANENESHERIRNERAFRS)

AAREIN, ARGEHA, SIS AT TSI AT ERNFAZS.
10.3 $RESEHEAN. B Z&EEWHFHIFL

T 5 R ARAT A IR ) S A FNRL L8 ST I P I F ISR A 29y — %, A E R
AEB =N JEVONIIT ARG A 5 FEIRBIRK, WRRATIE: . ZRAWTE LS
NRIERE — B S, FIRJREEMOF, REHFIAE R BEERIR—F R, mE&eth g AR

5 33 73k 35




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

Bedeie BF, “HIABCIL O H B, RnlEE EUR, 4ERFIEHAL

AARE A, Toil ARSI GFEE S VR
10.4 F&HHERIE KR

AR T PN A T PR R SRS AT B R AL
10.5 R EHA BB L THITH S FriG it

AR A A SIS I ST 55 TR KA AR
10.6 BEA. FEEARERBREEN R ZEESRLTTERHR

AAR A A AL S ARG N R s BN R 2 BT S A st 1
10.7 EEHFAUESA R 5 B ITA REMR
10.7.1 ZEEH RS A TR 5 BT B R S3H R S AHEI

SWERA: NIRRT

55 %%ﬁ%gfﬁ miﬁﬁ#%ﬁﬁi1
. — =0}y 4 A N
IR ;;if WEAH | R i suigy | T

A LA te A1

LS 2 813,670.00 3.21% 595.11 3.21% | -
HEAIESR 1 14,077,378.44 | 55.53% 10,294.87 55.53% | -
HRITIES 2 10,457,640.67 |  41.26% 7,648.04 | 41.26% | -
T RAES: 3
TAFUESF 1
THZRUE SR 1
J7 IEUESR 1
KIFHIES: 1
S IES: 2 -
BEHIES 1 A
RAAESE 1
IR 2
REEUESF 1

1 G AR
(1) MR R, (R —F NI E ST A
(2) ZEAT L, WIEREEE, AN REFRFES

(3) A#fBtalpr®memsl. e, SMINRALTE, i e BB 4G BT IESR 2 ) I 7 2

(4) BHABERAIBTTEAAT AL 7 Hr RE
M ER Y, IFRERE RS BB RREOR, R MEL TR
(5) RERM A A~ BT S HIITRE, PRt R I AUME B ASHAN R 55 s

(6) AEFEHLILAMhIE S E MEAVE BEAT 75 RS o
34 TFE 35 1

S 4 N YT b U L /A i 2/ S 0 VNI W AN 704




JR R IE A 4R T B 5 5 BT TSGR BOIE I3 3 B8 2 < RS s i & 2017 45 48 AR 1 47 22

2 RHEAIERRAE:

(1) 22 5 BTk i 75 T IO IE TR 55 HEAT VAl o AT /8 BN ZH SR SR N SR 2 5 B e 2 ifE
X AZ 5 BTG I 7 0 A 55 S B AT 7 SE AT AL, W I A 5 BT IR R T

(2) PhidZEE KABFIFTE N . AREHIHANSPORFIIFFREI S Foo AL, FFB ket
BN

10.7.2 EEH RIS A R 5 BIT#HAT RAES B3R f5 50
SRR NIRRT

e %5 WL Eah
. EE 5 o 0
B, '::l‘z N2 N, I_lA N, N N, / N,
air | wocs | PR cam | PR e | PR o pm | EE
A IV A8 SN A8 S A2 I
i e e Y
T 100,00
% 2,214.00 %
R A AT

—O—t#/\A=+hH

3 35 3L 35 I



