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AFEWE AR RE ST ZEHE E,
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5 OT AT EN B SAE S E RO AR AN . W BL[2016]46 5 O T-1E— 20 B AT T8 04
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[2012]85 5 {5 TSt b v 2 W] JBe VLR ZE ) A A NP AS BB AT % [ Tl 40 ) WL [2015] 101
T ORT R A AR LR RS NPT BB A SR Il R TE AN AR : Rk e S 0 Al Aot
FFRMEN I R RAT 158 55 B AR A 1 R <5 SAS AR 20% 0 AT A3 B AR e BTl
A AR BRI, FEBOUIRAE 1A HBLAGE 1 ANDI, SR I 8t A NBLT
0 FEBOWRAE 1A LER 18 1 E)I, B 50%0 NN E; R 1
I, BREWAAFSRL. A RNRKEBEARIE, SANAFER 1N (B 14 1, bl
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6.4.7.1 WATHK
A NRMo
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HoAth A7k -
&1t 3,137,648.03
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SH AIHAR
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B
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6.4.7.10 fRFBE WA
6.4.7.10.1 B E WL I H 14k
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SEGIRIESE,  HIE R LA S TR . ARFE S B0 T — 5 A 5 RAT MAIE 25 AN L 5%
SRETEEEN 10%, AASES S AL S & I BN HALSE SRR — R A7 RATIIES, A
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MNAHER B NFR I - 90,108.88 90,108.88
NATFCE 2 - 22,527.24 22,527.24
NATAE 5 5 H - 332,814.360  332,814.36
oA A7 £5 - 228,314.300  228,314.3()
Uihidsean - 728,272.35 728,272.35
R B B 54,495,296.19 129,202,202.10 183,697,498.2)
9
AR
2016 ¢ 12 J 31 LA 1-5 4 5 4BLE NS it
H
e
BATAE K 5,289,340.18 41 5,289,340.18
= O 854,567.35 4 854,567.35
7B RES 15,240.51 - 15,240.51
N e 220,517,111.2
A Sk 4 s = 119,496,000.00 101,021,111.26 ]
SENIR S Gl v
. - 69,700,304.55 69,700,304.55
M IBIE S5 K - 1,111,044.100 1,111,044.10)
Nl - 732,324.99  732,324.99
o 298.219,932.9
et 125,655,148.04 172,564,784.90)
4
WikDi
NATHIEFEH K - 370,380.39 370,380.39
AT IBE [A] % - 1,616,494.79 1,616,494.79
IAST A 3N F - 118,822.15 118,822.15
AR 9l - 29,705.53 29,705.53
NATAE 5 9l - 214,704.23 214,704.23
HoAth 471157 - 114,981.59 114,981.59
Uihidsean - 2,465,088.68 2.,465,088.68
) R AU S i 125,655,148.04 170,099,696.22 295,754,844.2
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6.4.13.4.1.2 F| 2 XS Ry RBURR A 2 BT

o AL T B EAR, TIHFR LT 25 ML
K e A R AR, AR R 25 AN
X P e H R 4 P 1L
W IR A5 B 1 A5 EmAE A AR
A NS R
201746 H 30 H 2016 F 12 H 31 H
A _ETF 25.00 bp Bz 14 W 31
TAHFIZ % 25.00 bp W) 14 b2y 31

T A PN H XRisk Suite U2 ) 5 G00) A G B0 AL G T I ARAT A7 S A A <
A R DRAIE S AN TR IS8 7 Bt AR 3 JXURS: (8 BB 20 B

6.4.13.4.2 ML XS

ARFE (B 5 A LR M, IS /M KU

6.4.13.4.3 HAM#E XS

FEIARY A ARG 73 AT rh, AREG A B T 2 i iz (i U 2 . T I e RS i i 2
P <l TR A 23 SE AR BRI eIt e PR B T 32 A AN 3 ASM Y T 32040 A% DR 32 A2 sy 2B
DB o ANHE g 2 EEPBE AR A S e by sHRAT 1) R b i 3088 2 (R B AN 5L, I s 14 ¢
R ks AU R T AT 1R i L 22 SEMEE . ATEEIE I BT AL 110 HUL AR T A %

RS, I HLASHE 6 BENRE HORASRE < T AT IRIIE SR bk St 47

6.4.13.4.3.1 HoAth A 4% XURS: i 0

SRURLL: AT

AR AR
2017 4£ 6 H 30 H 2016 4F 12 A 31 H
BiH b R R R e
et E FEEHE LG M E L
Bl (%) (%)
AL Sy M 4 Rl s 7 — IR B 129,227,867.12 70.35 | 101,021,111.2 34.16
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6
A2 T VE Rl 0 7 — He e PR - - - -
50,072,000.00 27.26 | 119,496,000.0 40.40
A oy VE RO 7 — B .
A oy VG S e — B SR BB - - - -
i el BE e — BGIE A B - - - -
HoAh - - - -
220,517,111.2
ait 179,299,867.12 97.61 ] 74.56

6.4.13.4.3.2 FCAARRE RIS Y U 23 BT

FAl i3 2 AR A Bk S LEBIEVE 1T 1%

Mt A 17526 R A, A I ol B LB T I 1%
X 7 Amie H AR 4 %t rE v 1Y
MR (At ARMITI0)
HH A AR 1 R AR 5 A A AR
Sy 20176 H30H 2016 4 12 H 31 H

ARGl G b R ME

% 1%

1% B4y 196 Hang 242
Fe b B b A Fh v
AFE LN G L FEE b2 196 Yy 22

V1 ARFEG R HEARNMD 45 LU FEVE R R 300 FREVI 35 K x60% + P 515 5 F8 O35 %% 40%.
2. AREGE NIz XRISK SUITE KU R Geit AR IS B3 4 A A ISR 2t =i BLE oAt

Pk IR R R R S0 A o

7.1 HIREEFASHER

7 BRAGHRE

SRURLL: AT

- R BT

Frg | WH & Bl (%)
1 GRS 129,227,867.12 70.07
Hrpe K2 129,227,867.12 70.07
2 Iit] 72 WAL 2 15 % 50,072,000.00 27.15
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Hrp. ik 50,072,000.00 27.15
W SRR - -

3 e s ; -

4 BRI AR A - -

5 NGRSt - -
e 2] 1 S N B il
A0k
6 BATAE R E AT a 4,367,318.57 237
7 oAt A T3 5 = 758,584.95 0.41
8 At 184,425,770.64 100.00

7.2 REAREATIL I RRE R KA
7.2.1 WEPRBATL D RKRABEERAS

N EERIE S ARAME GO '5%@%; i%@t'ﬁ”
A PN NN O (X 4 - )
B PRI - -

filbea4 102,713,670.80 55.91

W) #0)0 RS OK AR R 5,236,908.30 2.85

feisiN 4 946,000.00 0.51
F b AN 1,664,740.00 0.91
G RSB B RERIREO) 7,767,835.00 4.23
H A RO - -
I {5 RS RS BB AR R 5,063,038.02 2.76
J a4 4,464,900.00 2.43
K 5 Hu =l - -
L FH GG RO R 25 MR 45l - i

M REERE AR 5\ - -
N IKA S BRBEAN 28 3B 1,370,775.00 0.75
0 SRR SS MBI HA R 25 - -
P UH - -
Q BAERES T A - -
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R A RE AR - )
gy ] ]

FRE

e 129,227,867.12 70.35

7.3 ARG S 2 B HE P A K/ INHE PR B B i 43 Bt B 4
SRR NRTT

E Sl A YRSty
g | R Ji SR A4 R () ADIRIKIED
fELEHI(%)
1 600426 HEEHT 396,263 4,652,127.62 2.53
2 601318 Hp ] 22 90,000 4,464,900.00 2.43
3 000779 = BIRAp 308,000 4,308,920.00 2.35
4 600062 A XA 142,000 3,895,060.00 2.12
5 600660 AR B 3 148,000 3,853,920.00 2.10
6 600566 2k 98,400 3,742,152.00 2.04
7 600197 (APAES 188,700 3,685,311.00 2.01
8 600104 RYRAEH 115,600 3,589,380.00 1.95
9 600056 [ B 2 136,685 3,546,975.75 1.93
10 600742 —RE 4% 185,200 3,539,172.00 1.93
11 600323 RN 239,000 3,467,890.00 1.89
12 600269 LT N 665,200 3,465,692.00 1.89
13 600885 TR 86,800 3,462,452.00 1.88
14 000666 KGNl 150,000 3,411,000.00 1.86
15 600352 Wi e i 347,300 3,309,769.00 1.80
16 600089 AR HL T 302,100 3,120,693.00 1.70
17 600582 R IR 665,510 3,054,690.90 1.66
18 000418 INRRE A 62,400 2,919,696.00 1.59
19 300440 1BIERHE 216,820 2,844,678.40 1.55
20 600717 PNE ¥ 220,700 2,756,543.00 1.50
21 002050 AR 147,400 2,405,568.00 1.31
22 002456 Kk HE G 125,000 2,271,250.00 1.24
23 600654 *ST H1%2 164,000 2,210,720.00 1.20
24 002008 KRG 63,500 2,199,640.00 1.20
25 002241 WK By 109,400 2,109,232.00 1.15
26 002449 EA 126,000 2,085,300.00 1.14
27 002078 N4 278,300 2,045,505.00 1.11
28 300124 A 80,000 2,043,200.00 1.11
29 300382 Wik 49,400 2,041,702.00 1.11
30 002080 AR 103,000 2,041,460.00 1.11
31 002217 EEWAES 204,600 2,021,448.00 1.10
32 000786 J6Br 4 127,400 2,018,016.00 1.10
33 000581 JBC R R 77,700 2,012,430.00 1.10
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34 002138 i 2% Ha 5 100,000 1,858,000.00 1.01
35 600469 KA B 7 245,550 1,844,080.50 1.00
36 300115 NG R 63,000 1,838,340.00 1.00
37 002434 JiH$ 115,300 1,835,576.00 1.00
38 002479 [EE=S7N0N 148,657 1,769,018.30 0.96
39 002002 IR 224,700 1,759,401.00 0.96
40 002233 B4R ] 143,400 1,745,178.00 0.95
41 002589 Fiig HEB= 2 108,100 1,664,740.00 0.91
42 002043 T T 118,100 1,634,504.00 0.89
43 000980 I SR 133,567 1,610,818.02 0.88
44 000828 REEPEIK 128,800 1,545,600.00 0.84
45 000725 WRTTA 370,000 1,539,200.00 0.84
46 002206 R 15 186,900 1,388,667.00 0.76
47 300070 KR 73,500 1,370,775.00 0.75
48 600176 W E B A 120,000 1,317,600.00 0.72
49 000811 W& VK 70,000 1,221,500.00 0.66
50 002391 NEyibeh 70,000 1,024,800.00 0.56
51 002036 PO 60,000 990,000.00 0.54
52 000928 e [ 100,000 946,000.00 0.51
53 601766 Hh [ A e 80,000 809,600.00 0.44
54 300054 SR 54,000 549,180.00 0.30
55 603801 IRy 1,406 47,522.80 0.03
56 603043 J I 5K 1,810 45,738.70 0.02
57 300666 LT 2,276 43,448.84 0.02
58 603335 SiiRE B 2,230 24,864.50 0.01
59 002879 KAk 1,313 23,660.26 0.01
60 002881 EMA e 989 22,608.54 0.01
61 603679 HRRH 809 21,438.50 0.01
62 603938 =R 1,246 20,932.80 0.01
63 002882 &P 2,966 18,389.20 0.01
64 603933 FRERHL 857 17,311.40 0.01
65 603305 JETHB A 1,351 15,212.26 0.01
66 300669 VA&l 841 14,650.22 0.01
67 300670 KR RE 1,259 13,760.87 0.01
68 603286 H& T 890 13,528.00 0.01
69 300672 R 1,257 10,659.36 0.01
70 300671 BT 942 7,639.62 0.00
71 603617 B ARy 832 7,429.76 0.00

7.4 MEHABEE R A G R ERZES)

7.4.1 BIFEANSHE H VIS %72 3 E 2%E0ET 20 42 KR EE 40
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BRI AL 4
¥ Ji ZEARHS JBE S AR EN L N FEIHE LA
(%)
1 000728 ETEZF 7,631,460.00 2.58
2 002450 A5t 6,096,400.00 2.06
3 000001 L RAT 5,489,000.00 1.86
4 600578 HREH ) 4,844,687.00 1.64
5 600987 LIRENY & iy 4,150,583.00 1.40
6 600426 teE e Tt 4,018,244.26 1.36
7 000779 —BIRpH 3,954,796.60 1.34
8 600197 APk 3,596,405.00 1.22
9 600269 ErE NEBY 3,552,168.00 1.20
10 000725 WRTTA 3,520,635.00 1.19
11 600323 RN 3,462,642.00 1.17
12 601318 Hh [ S 3,429,100.00 1.16
13 600062 T U 3,397,891.00 1.15
14 600089 FRAR T 3,397,436.00 1.15
15 000666 K4 YiNl 3,360,000.00 1.14
16 600885 TR A 3,359,764.00 1.14
17 600566 LN 4 3,345,797.00 1.13
18 600717 PN i 3,299,465.00 1.12
19 600352 Wi e i 3,299,221.00 1.12
20 600056 [ B2 2 3,298,053.50 1.12

FE: AT BB S AT e QA A eI 5, AN EAHSC T H]

7.4.2 RIFEH SR I BIYIR S RE 2%BRET 20 4 HIBCR B4

SAURLL: NIRRT

BRI 4
¥ Ji ZEARHS JBE S AR ENE N S R FEIHE LA
(%)
1 000001 L RAT 8,516,582.04 2.88
2 000728 ETEZF 7,959,895.50 2.69
3 002450 At 6,304,100.00 2.13
4 600578 HHEH 5,799,822.00 1.96
5 000599 TR 5,223,288.81 1.77
6 300137 RLIEZNVN 5,009,280.00 1.69
7 600297 JIERE 4,906,984.64 1.66
8 600642 XD HIfiEf 4,792,912.91 1.62
9 600987 LIREY & iy 4,126,694.00 1.40
10 600519 HINF B 4,053,206.00 1.37
11 300275 Hg 22 Fx 3,892,500.00 1.32
12 600511 24 iy 3,736,769.00 1.26
13 600637 ARIT R 3,601,122.00 1.22
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14 600888 PO 3,575,993.12 1.21
15 002185 HERBHE 3,348,909.60 1.13
16 600760 RS 3,341,793.00 1.13
17 601318 Hh [ - 3,328,192.00 1.13
18 600630 TSk ey 3,292,695.00 1.11
19 600000 HWRBAT 3,288,600.00 1.11
20 300087 ZERL AR 3,286,414.00 1.11

VR ATRCSEH 0B S AT i ORA A e LA IR, AN B AN OGO

7.4.3 SRR H A B AU SE B N B

SARAL: NIRRT

SEMEEZE I RRA (AE) AR 242.666,829.36
SEH R EEIRN. (A RV 227,340,059.94

Ve ARTRNBERII A (BRAD) BV S BRI L) RV A 4% S 52 AT e
ORAZ AN LA A, AN EEAHSCT ]

7.5 MIREHE M ORMBEFBRHRA S

SARAL: NIRRT

b B B B

5 foi7 hb AN

#1(%)

1 X 7 - -
2 JAT R i -
3 b 77 9,993,000.00 5.44
o BUR M4 Rl 9,993,000.00 5.44
4 o ADies - -
5 A S Rkt o 40,079,000.00 21.82
6 SRS - -
7 AT (RIS D - -
8 EiRIZza::A - -
9 oAt - -
10 | &it 50,072,000.00 27.26
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7.6 FRAL 2 SAME 5 FE S B 7= i L K /N PR TR T A R 2 50 I
SRR NRT

5 5 e g
¥ ARG i34 FR B (k) Ny IXIE]
{EHLEBI(%)

16

1 011698812 st 100,000 10,032,000.00 5.46
SCPO15
16 Rl

2 041658044 *Epﬂ’ 100,000 10,023,000.00 5.46
77 CP001
17 FREE

3 011751050 AR 100,000 10,013,000.00 5.45
SCP007
17 P E %

4 011759020 "5 100,000 10,011,000.00 5.45
SCP001

5 160419 16 &% 19 100,000 9,993,000.00 5.44

7.7 BIRAZ A SOHE i EE SR = E LB NP TR 3 7 SCRRIE S 3R A
AFE AR IR AR 587 SHFFIESR

7.8 WEFIRE A AYME B E LB/ NP BT T4 BB R R A
AEEE ARG RARFA )R

7.9 FIRAZ A SOMHE 5 S B 7= i L K/ NHE PR K AT T A48 BUIE L3 B 40
ANHE G AR AR AR A AL

7.10 5 HIRATE S B BB 53T 5 1% UL v
7.10.1 35 BIRATE S BB TR B 5L R A8 22 B 40

AT AR AR ARFF A B A5 102

7.10.2 AFEGE R B IEI R KB BOR
ANFE AR A W TC B 391 D2 5 BBk

7.1 R BIRAEE &8 %t i E s B 155 28 5 1 O B B
7.11.1 AHAE AR B R BUR

ANFE AR T A 1870 [ 0] B 8 BBk
7.11.2 IMEWIRAFESBF I B G 55 AR 4

ARSI AR AR AT AT B G5
7.11.3 A E G R B
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ARIE AR AR FFAT H G52

7.12 BHRASWE T

712,10 ARSI AR AT BT (KA 44 UE SR AT W M A3 1 57 V8 2, O/ A ol I i — 47 A 52 5]
NIFITT. AT .

7.02.2 AR, ABLE B H 4 B B A TR B 1) A IR R P

7.12.3 JAH A I5 58 7= B

ffr: NRMIT

Jr'5 e el

1 17 R UE < 55,977.62

2 IECUE 253 Bk 35,085.65

3 IV B

4 IV &SI S) 667,324.64

5 VA @Y AF 197.04

6 FCAth B K

7 ot

8 oAt

9 Hit 758,584.95

7.12.4 JARFFR K40 T B0 B AT e 5t B 4
ARSI AR AR RFAT AT 5B 10 T e e 57 o

7.12.5 JAAHT 44 B B P A AR U B2 PR R 0 A 1 B
AR WIARATE S+ 2 BEE A AR 52 PR Do

7.12.6 B BA A M A SRR 4
TP NIRRT 2 RS A 302 1) ] REA7AE R 2 .

8 ESMBFHEAER

8.1 MIAREESHBFE N BEAFFE NG

DYApAL: 4y
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ESEEPNY A
JIRIEAT ) GINAES & &S NS 3
ERECD AL (UR))
B EPSYAY Il EPSEOY
EREERAX FEA 04

S]] S/l

1,082 157,547.71 144,891,909.50 85.00% 25,574,711.72 15.00%
9 FHRESHHED
FA

HeEHFRAHE (2016 4F 10 H 26 H) Heb A48 i

285,601,942.89

AN YA A B

294,211,642.40

AHR A A RE 4 FR 47 145,585,658.86
s ASHR A A T Bz [ 3 200 269,330,680.04
AR WIRE IR 2 BN 3 -
AHR A I AR 4 3 201 A 170,466,621.22

10 F|ERFHER

10.1 FEEHHFRFA ANKRESPIR
ARG N AL R AT S HHFA AR S
102 EEEEA. ZEREARENESHEHNIHERAFLZS)
2017 42 H 17 Hy MHEDT L BATASIE G BB HR 3  BRUBEAR AT B 28 ] il el 22 L
AR I N AT N R NS
103 WRESEEA, EE&WM™. EZSHE LKL
AR WAL SR RIEEE BN W77, eIk
10.4 ZEGH T R IR
AR S A AR R AT B < BT SRS A T3
10.5 3R 75 1 P EOBS & THITIZE 45 T 1R 0L
AR AR R AT DSOS 2 I 2 55 BT s D
10.6 EEA. FEEALLREEEA R ZEERLTSHEL

55 VR o

AR WA IE S AAET BN FE8 A S G BN D2 M 8 T I RE A s ¥ R 5 DL
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10.7 E &M AR AT S B ITHH R
10.7.1 FEEF ISR A B2 5 B oo AT RS % A &N
S NERTJT

55 JBZEAL S I S AT 1255 v ) A <6
Nyp— o
phed | | i I I e
o A 40 AT 4 G
B Ll Bl
PRENE 1 - - - - |-
B ARIESR 1 - - - - |-
[ JCE 7 1 - - - - -
=Bl 1 - - - - |-
WHWAIE 25 1 - - - - -
HEFRUE S 1 - - - - -
o1k g 1 - - - - -
KATUFS 1 144,117,003.36 |  30.84% 134,215.89 | 31.50% | -
HE RS 1 136,879,372.30 | 29.29% 127,475.63 | 29.92% | -
AR 1 44,711,932.86 9.57% 41,640.20 9.77% | -
AR5 1 31,326,485.45 6.70% 29,174.33 6.85% | -
IEESNEH 2 27,898,168.82 5.97% 20,401.89 4.79% | -
28 H %% 1 23,376,841.77 5.00% 21,770.54 5.11% | -
JRAESR 1 22,888,100.85 4.90% 21,315.74 5.00% | -
5 IEUESR 1 14,812,248.92 3.17% 10,832.34 2.54% | -
E{F ks 1 12,442,638.63 2.66% 11,587.88 2.72% | -
GAFUESF 1 5,894,443.65 1.26% 5,489.52 1.29% | -
PR 1 1,626,235.02 0.35% 1,189.28 0.28% | -
i EESR 1 1,093,795.59 0.23% 799.91 0.19% | -
VU g IE S 1 296,942.87 0.06% 217.16 0.05% | -

TEe ARFEGAE T EE SR B A B D4 COQ T INaiiE J B A S W A A7 O im) L ) GRIE
WIHE[1998]129 5D LA (R T8 UEFR B AL B8 By i AL B A7 O T (Al 40 ) CUE M B o
[2007]148 5D HIFHRHE, ATLEHEWINILHLT 21 NS AL

S AN BN e

A8 Ty AL IR 53 TE LA B 51 ) S TSR BE I U SR Ay, 3% 4% pi 04

1. GEAT ARG, sl fg 4

2. HA&FSBEIRR &M, M@ t:, 285 st e S TiE R S I 7 2.

3. HLATBERIN A 5 G AR 55 e AR T

) DALY e

Lo WFFCEHRR S LR bR vt = 52 5 i s 3 A8 5 G A (R 7

2 SBEE PSR BN BT R RO I P
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= LR

AT oy B 73 BC AR B T S B IR I 9% SOBIF IS RR R kit 32 2825 54 AT

L Z5 T PRI INAL (R B0 =TSR TS S 55, AR ML T ATk s ARk Tz EdE .
WMZAE R AT, AR S0P BH s, Gt R R A PSR, RASCRER
R

2 LIFRRE AR L RE R VR 1 AT AL, e B WIS AT 5 B3 4T 28
MR A8 28 40 7 25 B E T R IR G BB A2 e 7 IO HE A o

FRIN OSSR AT SRR BRSO PR A AN %
BUFR B BN RBBORTE o R85 R A Dy s oy B e, A8 i Kb
APES> AR IE EL o

3\ *%D ﬁ

¥

15 b 7 e A

il

TR )

a

S

10.7.2 ZEEH HIESA TR 5 BT HAL RSB 3% 5 0

Swisr: NRMG
AT 5 [ AL 5 BOIFAL 5
b il b G AR
WASEA | FREASR | A | MRS AT 40 TE AT B
2 B 451 2T B 451 2 B A1
PRET:S - - - - - '
B ARIE R - - - - - -
SRS - - - - - .
W5 718 - - - - - -
WA UE 25 - - - - - -
HZEAF S - - - - - -
H1ziE 5 - - - - - -
KVTAF S
S IES

FHE U
R IS - - - - - -
A . 29,787,677.5 4,000,000.
THZRU 5 60.15% 32.00% - -
ESpT SRS - - - - - i
IR - - - - - -
D7 IEIES: - - - - - -

S R

19,736,421. 4,400,000.
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| \S TN}
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[NEaRN
10.8 HARE KM
o dEEH
75 A= 1] SAIEE] 3 YA "
B S E PR A IR A R ST R 3% | P ENESRR . UEFR 4R
1 SN E R B E N ENIES IR g g | EERRESRR . UESE HR 2017-01-07
HAR IR s il s
. o E SRR . IEZE IR
BHEZR BLIE A UL S 0 PR
2 i;&’f@ RE TSR LTI 6 2016 4528 4 MEE SR, EEHAR. | 2017-01-20
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