2017 SE35 3 2

=5

20179 H 30 H

T FRGF AT RIEFREREE

ER &

EEEEN: PEESTEERAF
EEFEN: PERIVBITRGAERA A
MREZEHBER: 20174610 A 26 B



HRE TG i 2 2017 RS 3 R

§1 EERR

FE G PN 2 RO RAE AR T BRI AR R S8 1R T HERRIR Bl K

TR FL PN A LS L R I A0 58 BV AR AN Sl SO TAT

B FEE A b EAORAT B A IR A R IRIE A & R E, T 2017 £ 10 H 23 HEK A
W5 I bR EHERIABR G H SIS EAS, RERENBNEERERICE. RS
NN PNt S

H ST R ATRSEAS F B 5T 10 SR FERE P R R 7, (AR 4 — i B R

FEG I A SO AR HARR I BBH KUK, 5 7E MR BB Y ST LA 40 B B A
e EE SR

AR I 55 BORER 2

AIRAEWE 2017 47 H 1 HiEgE 9 A 30 Hik.

§ 2 LM

He 4 TR g i R
He4 ARG 000003
oA 000003
%ﬁ@%ﬁﬁ LT iR

A RAERH 201343 H 20 H
ﬁiﬁxﬁ sk 61, 749, 621. 59 {7

AFEG VAT i gr N B R H bR, 1A%
T A KRG A B, it R v iR
HEEL M AN G ) RS S i AR I, SICB R 4 BE 7
SRR G 8

1 ARG e B SR

TE TR A F A b, i I [ b I

H. UETF T E AT WA B TR DL RS
%ﬂ%h%£l%m§ B, P& KRB
QIR v 5D TEARIE TR BB B
W%ﬂ@& %ﬁ HEMAE R KRG (A HEAT
BARZNANE, T4 NIEE TR IR AR (e [m]
.

2. PRI IR L SRS

(D —%iiy

PR S 5 A RIEEARTINT . RATRRBLF H
T U R B R T T A i — i Y, BT S
AR A7 BIVESS 17 3 0046 S5 B8] %l R sz o

R PR

(2) ZZnidy

FasE P s ETs 5, ZREs AR, B
2w 1 i

BBt H bx




HRE TG i 2 2017 RS 3 R

WM T A ME D BTk, AR RS
WS IRTEE E, R AT R A EE ), A%
AR, BV m R s . FR, BT
AR BOA BEE SEATIE ML [ MZIEARL. 42
AT RS SRR, DRlIL, 3B BEVRAE AT & 25K
ARG HREEE, 1P TERE— R AR 5
Wlzxo 535k, T AT EEGUAIRR AR 2 18] AT REAF
FER AN ERINL 2, B, 87 5]
ESER VR G IR

3 B FTRBB RS

FER UM R Hems . WIRSS M Hems . FHHmE. B
ZERME RN TR IR FESRNS,  FIWT AR TR FE 250 A
SRS R BERARX R BAE,  FFifE ARG
ST HIECE LS, KB G RRa g (E
HAx.

4y TN AL SR B SRS

Xt RN AP AL S PR3 B 3 2 DA R B2
SR e, 7 AT RL SR 5T 45 T XU, K i 5
PERS . B, B LT R ARE B, Rt A
AR R4, AR A T XU (147
Hxk, SN RS GURAT NS E B K
JERT St AFRNAHEL WSRO R RE I LRG0

e
5. IR MG
(1) —Zhiy

(TSI V& E N TR E W E VAR Vi =
IR EEAEAR R, IRAWFIEE ORAT (1P0) I 2
(R T 2 R AT, AR AT 2 ] RS R A
SE AT (R8T P A SRS

(2) =ity

AT AR B A 5 MR M 4 5 07
12, ALSeIk £ BA AR LLBLIL B 1 R Ifl {E K P
ZiE RO 3G AN WD s N B a7 S i
LA ARNREAM . H BRI S
Wi 73 MismENRE ST RASIEHIRE /155 . E B
PrEZOE: MEACHER. BT REER. &
P 55 Ha 055 -

oo 15 ol T e G O X TO% -+ P LR A

G L
Absbes Rt FHFE B R X 20%+ _AFLT FIFE X 10%
RIEGNFHFISE, B HEHEREESH
L3S 2N AN S (g0 G T T O = 5 18 £ W L g -
25K ma RAHES, BTk
R 25 A ] (G 1 o L R = TR

k.
AIE G E BB T G, A e
J&& T RS AT A 35 i PR 7 i

¥ 3 14




HRE TG i 2 2017 RS 3 R

A== N o i L 4 B T A PR A 7

HEEFEEN Hh RO ARAT B4 A BR A

B I A T RR g T i 5 A g A i i 2 C
N IR 5 AR 000003 000004

T IR T g o Gk S 4 AU A

31, 680, 700. 76 13

30, 068, 920. 83 13

§ 3 EEMFRHEINESHERI

3.1 XEM &Rt

Bhr: ARt
F B abR WMEH C2017FETH1IH — 201749 H30H )

g A i 5 A HgE G C
1. A sk -1, 069, 805. 73 -1, 035, 865. 53
2. AHIR)E 843, 663. 94 790, 423. 76
3. IR 3 A BUA ARV 0. 0259 0. 0255
4. BIREEE T = E 25, 897, 262. 75 24, 676, 660. 09
5. WIARIESMEHE 0.817 0. 821

L AR 2017 4T 1 HE 2017 49 H 30 H, BBV Sidabs A FE I & 0 AR A Ay
BUAL G FE S (ean,  FROE . IRl 3R, Th NP G SR BRI s KT EAR T T A

FARN (A& A RS kR
MISCB G A8, AR A 0 L SE B s in b A 11 28 S (28 shli 2

TE 2 A CSPNas F R AR O . Bestica

3.2 e FERI

3.2.1 AR I S0 B E N K &R R 5 R8T B i 2 3R (Y L

e T e 2 A
n I | AR | WA | LG R I B ~
B w0 | mmzo | mkaixe | axmeze | O © | @70
S = /N

ﬁj&#}% 3. 16% 0.47% 3. 35% 0.41% -0. 19% 0. 06%

et A e C
N EEIE | REMER | WA | WA R B B

et 20 | mEze | slexe | axmeze | OO | @70

S =/

jiit#)% 3.14% 0.47% 3. 35% 0.41% -0.21% 0. 06%

=




HRE TG i 2 2017 RS 3 R

3.2.2 HESAFAEMNURES RiH#EREKERRZ KRS RS RS AERaE R
BB LB
AZRE S O WS TR 5 5 [R) 3 b 40 A R e 2 2 ) P SR 34 ER

105.53%

93.81%

52.08%

70.36%

o o — — - o+ rel ey oo w o = @ - Il I o
ol - o2 o - 2 o - o o - 2 ol A o o - ol i
o fin} o - o i - o = [ B - oW @ o = o Ju}
= Q Q - = Q o i Q g g g - g g Q = Q o Q
o @ o ) + + + + w0 e w0 I Ita} ) = o o I~ I~ I~
= = = = - - - - = = = = - = = = = = = =
o o o o o o o o o o o o o o o o o o o o
o ™ o = o = o o [ oo o [ [ =1 o ™
— AR RE S BRI P T e — Ak SRRk BT di o

&
a1
b=l
H
N
b=l



Hg T i 55 2017 4EAE 3 ZERER Y

CZ I O 2 v i (I 2 5 Rk 205 bG5B v i 2 20 1) 1 50 5 35T EL 1S

106.67%

2018-08-01 4 bt emee e

015-06-18 { p-----F et e e e b e e b e
e T ET I T = T | S S SR N

014-07-25 {f-----been
0141015 A boommebmmeand
2045-03-28 { b T

2013-11-21 { [------f--- - m oo oo
20140211 {}-—
20140504 {F------

2013-03-20 4

2
2
2
20
20

]
Q
=
2
i
£
o
&
Iig

— CE Rl By RS TP TR s — Ol & bh i R B b i o4

§4 BEARE

4.1 &2 H (RESEBEPH) Hhr

FEAREENREELFYR | EHEML .
BE O BE TomEm | mmam | 4 A
g TL/NESe A, BB R2E4Ed

EN At . JHERKITUES
4 R AR A m B,
A2 LN dem =g A R TE A F
th g WA, K N R
N WU 25 | 2014 4E 3 WA RAF (RAERR %
TT/NFE : - 19 4F e s
iz M| H21 H REEERTEATD) BB
ik 77 #% S, KPR E AR
WO 4 TEAE R AR, 2009 4
$H 4 % 11 K LT TR, I
B thifg el &R i N i e
B g W g SR E A ] U RS

&
(o2}
b=l
H
N
b=l



HRE TG i 2 2017 RS 3 R

fiit fi 77 M, DT O 8BEE

R ElEME.2010 4 7 H & 2012

X AE % 10 AAEFI IR T

S rige K HEI I ELH, 2016

4 (LOF) 2 A& 2017 £ 7 HiEd

&% g 85 UG B VR A BIE

Rt KR IL LT 4L, 2011

B AE 5 3 BT R A

% 75 fii 77 IR 77 4% B B K

T IE 25 23, 2013 4 1 HR=45FH

A T S Al A 7 B ke X

o WEFHE 4 (LOF) 4

23 ZH, 2014 4F 3 HEASAEF
e m U AT A Aot 7 o 2 LR 97

3% i BR BT &%, 2014 4F

77 & Bt 8 H &4 i AL R fit

e B FIEFHR RS EER

KA 2SN H, 2016 4 4 H & 45T

g Al B i UE 77 4% B S 4

fiit £t 77 &4, 2016 4F 4 A EASE

RAE %5 Hh i 40 f5E 5T 23 AL IR 2R % BT

% B Ak FEEFELTH, 2016 44 H

& 4 2 A AT v ity BRI 25T o)

Z LN i BUE % B A o B 4

g R ZH, 2016 4F 4 HEZ ST

af f5t o T HE = Al Ao 4y % 5 27 AR

@ it 77 KR IL LTS, 2016

L AE %5 7T HEZ AT Rk s

% B Ak i BUE R B o B 4

& 4 2B, 2016 4 8 H &AL

2SN U G 5 1S s U 57 2 IR

g HE FR GRS SE T,

afi fit o

9 it 77

L AE %5

g Ager

& 4

2

i Fa i

W &3 £

I M AE

7 0

L

AL

H g




HRE TG i 2 2017 RS 3 R

% 1 5
e 23 fit
7 LAk
I BB
S
i

4.2 BE AN E A A E SIEE MR T A B AU

He G EBNAER S WA ARy (R NRISMERESR B 3 i) KA SRk a
(FEEEFD) WME, B STHONEE M BT NERFIRE, AR E RS M HRT AR
HAT 8, NSRS EUR BT 3 & & F K

4.3 A PR GETH
4.3.1 AP35l B I BAT 1B L

Rl GIEFR R IESE AR AP SRR LARMKHEE, A" M. %5
LG MRE B G  ra53Ts, SRS Bigri— i . —hiin s 5 & R E BIG 5)
IR TAS Gy AT 7 AL E . ARNEEHENT . M RHIE, ZRA R SHEW L
RIE, BERELHIW/LE — TREL G =, M5l G AT S EYIE BAAATHRAZ 5,
fENTAE Gy BE R BRI (R S . AR BUBlor AT, ZRA PR LA S RN, R4 A
B, R ARHG 6 (BRIEHHAEI) WFEH KRB S . TR AR AT
97 S5 Ty M AT Gy i KR A8 5, B A RS FEAZ R AE S A Gy A AT S i iz, A%
PRI NG RG5IE 1 AT Re I AE AT 547 .

AAREI, A FASEZH A AN RN (R B[R] [0 58 2y 22 1EAT T AN FAEA KR AR, 34T T AH
RIS, 0 T AH RN B AU AW R STk AT B8, IREEaE 5 AR
BT TS T8 o8 e ZYEFEI A 5 B IRbME A TP G F G a1 A2

A, AnRAESI R, X ARG A FRRIB R R A 5147 T St tr, T
IR 2 w1 i) B PR R e W 58 b, SR O 2 S N A b A4 i ) ) FE KR T DL R

4.3.2 RERXHTAKERHHA

AN, A BRAEZ 5 0S5 T ATT a0 R A B a5 5y BRASE D 1 858 5 AT
TR AT 2 H SRR S%IE I, X+ — it Iz Wl gl g7 22 & LA Al g
PEA AP 5 AR i Fis ) BOSR HAE S 5 DL, WA R ARG ) B e 2R 4L 5 22 PR M

8 W 14 W



HRE TG i 2 2017 RS 3 R

RGO T AR -

4.4 REHNES R RBAZEES T

2017 FF=FRFEARVHBAT AR, KR, JBKIEA ik, CPL [FLL bk 1. 8%, PPI [AIEL ik
6. 3%; SARLEVE FEARbRF T HUW, 1-8 AR LL B TG InME R F e Prsfi 6. 7%, M43k [H] L hn
PLO.TAE A, 1-8 AL i B8 DR HL I K 10. 4%, BRI 0. 1 ANE s
BT AR, 1-8 HEE SR ALK 7. 8%, SR LR PR K, Sk, 1-8
H R R AR R LK 7. 9%, 5 1-7 A0FEET.

2017 4F R I MBURAK IFRREAR (g b v, AT R RIS M AR . ATFITIAIRAE « Mg
A7, WS P, 8 M2 [FHIK 8. 9%, #5H 4 HIb b 7 ARF -4 RIBME 0. 3 A1
2.5 NEGT AL BEAE D AR = A A AT R R HERE, ARG M2 B B R S

AHELAE 2017 4E5 =T RN AT A B L, 245 SR, £RELE, &%
7= FI TR AL HR R, 8 HE DRl P XU o

4.5 REBNES KGRI
BE 201749 H 30 H, AL A E4E 0. 817 Jo (BiH$E 1. 027 J6) « RGN ASE
S E IR 3. 16%, K TSR NE 0. 19 AN E 4 . A4 C R HieE 0. 821 76 (Bit

{FfEL 1. 031 J0) o IR HIA AL GHEIE K0 3. 14%, R kSTHAEHE 0. 21 N FH 7 Rl

§5 BHEASRE

5.1 REMREZSK-ASGHER

FS i H e (o) R BB B (o)

1 A28 ¥ % 5, 342, 706. 52 10. 45

Hor, RE 5, 342, 706. 52 10. 45

2 | HEeHE - -

[i] 58 YA 7 B % 44, 768, 889. 60 87.53

Hrp. fiiz 44, 768, 889. 60 87.53

B SRS - -

4 | R - -

SRIATAE AR R - -

6 SEN IR 4 7 500, 000. 00 0.98

R R N T EON T
SR

&
(o]
b=l
H
N
b=l



HRE TG i 2 2017 RS 3 R

AT AN FE & & 61T 160, 692. 21 0.31
HoAh %t 7= 375, 792. 13 0.73
f=ann 51, 148, 080. 46 100. 00

5.2 MEARIZIT WS R BRERTAHE
RAG (&S] ARME o) i 5 & R P 1R L B (%)
AR RR B D - -
B | R - -
C | #ili&k 2, 087, 206. 52 4.13
D HL s 3877 B K A = A - -
VA4
I - -
R TN - -
I CAERIREOLY - -
A fE ol - -
&AL AR B AR S
14
SRl 1, 277, 500. 00 2.53
S il 1, 978, 000. 00 3.91
R GG T 25 AR 55l - -
Bl TR A AR S5 - -
IR ISR 8 33 it A B - -
JE R RSS BB A R S - -
BE - -
PAR ST AE - -
Ak AR E AR R - -
b - -
it 5, 342, 706. 52 10. 56

oo

—

| m|lo|v|o|I2|I=2|10 ||

5.3 MEHIRIL A SRME LS T 735 eI K/ HEFF BB+ 4 IR B R A 4

o L S - . o7 HE 4 T
Fe Jie ZEARHS i ZE A PR HE (B ARME GO BB (%)
1 600622 5 EHEM 100, 000 1, 978, 000. 00 3.91
2 600884 A2 ey 80, 021 1, 930, 106. 52 3.82
3 600036 FHREHRAT 50, 000 1, 277, 500. 00 2.53
4 600060 WS LS 10, 000 157, 100. 00 0.31

5.4 HEWIREF MM RN R R A
EEE {355 A o | ARHHE Go) [ GEEH AL (%) |

010 7 14 W




HRE TG i 2 2017 RS 3 R

1 EEXriess 3, 540, 370. 00 7.00

2 | WATESE - -

e E - -

w

Hrb: BORME &R - -

wAL % - -

A b AT 0 R 2 - -

TS A - -

AR (RATAE et 41, 228, 519. 60 81. 52

R A7 5 - -

O | CO ([ | O] v

HoAt - -

10 | &t 44,768, 889. 60 88. 52

5.5 A RIAREA RPHE SRS T #E AN RET LA R R R

e | B | mEsK | NE GO | ARt oo | Do
tefsl (%)
1 113008 HL A i 118,000 | 12,563, 460. 00 24. 84
2 113009 IR AR 66, 600 8, 438, 886. 00 16. 69
3 110031 IR EEEA 46, 080 4, 800, 614. 40 9. 49
4 110033 & 57 #% 5t 36, 000 4, 410, 360. 00 8. 72
5 110030 ¥ Syt 32, 000 3, 562, 880. 00 7.04

5.6 |5 BRI A RME G R ST 3#E BN R RIBRT 42 B SCRRES IR
il
T AT EAR A WIAR AT B SRR IESF -

5.7 I H HIRIE A RME 5 E ST E HB RN HEF R BT T4 57 &R 83 B4
T AREAMEHRRFAEE.

5.8 & BRI A SME o5 2 & B E LB RN R BT TL42 AGES 3 B 40
T ARSAR G ARRFA PG

5.9 M EHIRFE ST R K B 5 1B 0L i

5.9.1 A H GO R B HBUR
RIEREERME, ARENASHEGILZS .

#1171 14 T




HRE TG i 2 2017 RS 3 R

5.9.2 ] EHIRAE SR T I E R R SR A
T ARG WIRARFFA E U654

5.9.3 A H FUH R B N
WRiEREEGRMNE, ARENSEEGTZS .

5.10 B E A SR E ME

5.10.1

T A AL G A B AT 42 E SR IR AT AR B B

—HEAZBIRNIEDTT AETTHIEL

5.10.3 FHAWBE PR AR

N7 G B AR AR ] AT

FS HRR e o)

A7 PRIE S

9, 018. 86

PSCIESS 5 K

151, 267. 34

ISP A

2] JE

212, 987. 06

JSZAT K

2,518.87

Fo SYSCGK

iR

HoAh

O[R[N [ |01 | |W | DN~

At

375,792. 13

5.10.4 HEHIRFFH B4 TR BOAR RSG5 HAE

FF5 S fii o7 44 A bl Go) A B A ] (%)
1 113008 L fiit 12, 563, 460. 00 24. 84
2 113009 IR 8, 438, 886. 00 16. 69
3 110031 Fii A5 B 5 4, 800, 614. 40 9. 49
4 110033 ] 51 4% i 4, 410, 360. 00 8.72
5 110030 % 1A 3, 562, 880. 00 7.04
6 110032 . 2, 583, 152. 80 5.11

12 7 14 W



FRE T AR (R fi 2 2017 4EAE 3 BEEHLAE
7 128013 YL A5 178, 094. 40 0.35
5.10.5 & HAR AT 42 B 5= P AR 8 32 PR 15 0 1 Ui B
e AREES AR AR AT+ L AR A 2 BRI
5.10.6 B HAH AW EK AL SCFHR T 2
AFEL TP HNBIR, 43I0 2 F 5 A T2 8] o] GEAAAE R 22
§ 6 FHAEESHFHEZ
BAL: Ay
T H Wl AT R GR R A Wl A B 5 C
i WA 4 0 0 s 300 33, 960, 556. 18 32, 024, 256. 18
5 U 40 1) 22 4 HR U 47 0 2,566, 457. 74 933, 330. 51
ok - Fie i HH B 1] 2 4 A5 B2 [R] 30 4,846, 313. 16 2, 888, 665. 86

ﬁi%%@% PR AZN B (B
UL "5

T IR < 0y WU 0

31, 680, 700. 76

30, 068, 920. 83

§7 BEEBHEAGRHERTREREARESEN

71 ZEEHEAFHAZS PRI EIL

e AREHIAN, REEEARFAEARESE.

72 ZEBENEZHBEERERELE S5 HH
e AREHIN, BEEE ARG A R AR,

$§8 HEXMHHZ

8.1 #AEMHFER

Ly A R B 2 A S5 A0 i m e e o 7 0 7 T

2+ AT R R RIE R I B A

b

13 1

H

ﬁ

£ 14 7

SIS BB S ) S

B



HRE TG i 2 2017 RS 3 R

3. il AT A R R IR SR IR BT R B AR B X
4y AT R B RIE SR 35058 2k 4 W 55 TR SAR R PRE
5 R I AESR E T L3RR ) A5 T T

8.2 i =
T VR AT X AR IR T B 68 5 2905-2908 = K 30 2

8.3 AR
BE A AR S BUE SN, TERAARSEEANTRRSEHEERAT .
B HIE: (021) 38789788 &Y 400-888-9788

NE MfE: http://www. zhfund. com

FiREEEHARAF
2017 #£ 10 A 26 H

#
N
=
piss
N
p=|



