EGAREwEREAS R 8L FLIBE 5 L B A A 6 3 20 1 T A AT FE AR 25

RILVEBM RERERSTIESFRREE

2017 FIZEWME
20174128 31H

EETHEN: RLEEETHARAH
EEFLEN: TEEBAEERITRMOERAA
WEXHBEH: 201841 H19H



EEAR =N AT R R AL B A S B I 420 1 TR SR P 3

§1 HEERR

BEEEHANNERH S LEFRIEAR S R ERRICE. wIEMRE
B IR, RN N RS HERA PR 5 B AR AR AN ) R E A BUAT

FEHE N b E UG & AT IR A IR A R A& SR, T201841/
1ISHER T ARG PRI 5 Fabr . BN EHEREENE, HIEEZNE
AR RERCE R FUEPRIA B BRI .

FSEHENAWE LLOSEER . SR 5 i R W B s AR 5, (EANMRIE
B —E A

B&dAS AR AR BEA K, TSR E 5k ar
AT e 13 AR R R FE B2 U B

AR I 5 SRR

A HE201710 H 1THEZ 220174212 H31H 1k,

§2 EEERBR

A I KL HERMTR A
HL ARG 001210

B (Y BLRTFF IR
e ERENH 201555 H29H

i T IR 25 4 A A A0 1,442,973,934.954}

TR/ M AR RO AT S &, ARSIl B R 5 65
PO AEECE, M A F KSR ULk 5] 4
Bt Hx BRI B K TS 2 Mk S AR 5 32 2 AT L R A
JRARMY AT IR BT, 1RO B AR AN SRBGE I,
G ME A Y ot o

AFEGRIATE T ACE . FEh R P AR .
FERCBE RS B, AN RIRET, BT
RRHEE, £ LR R e 7
Pt A ARG R, TR IR T P R L2,
RAREFEI KA A m KBRS G LSS, s dar
AR AT RIS B R BB R,

wHE.

E AT )




ENSABEEEGRAR

R ALEIRN RE HE B R A RS I B R 201 TR AT L AR

IR 60% X FHUETMTF Mk 3@ 45 Hii 2 2 +40% X FHIELR
AR A BRI %
FHENREMES, BT HEREG. RS
JRURSEUAL 2 AR AR (P4 it B, HC XURSEUAC 2 TURA v T B T T 3 2k e AN i
KIS, KTREAIES.
SEEETA Rl e AT R A 7
AT e S Lt 25 AT I 0 4 B A

3.1 EEWMFHER

§3 EEUFHEHRMESIHERI

A NRMIG
F W 55 bR WAER (20174E10H1H-20174E12H31H)
1A el 4,868,948.01
2 A A 24,335,839.23
3B 35 25 4 A B A B A 0.0165
4RI S B 1A 977,761,626.76
5 IR H: & A Bl E 0.6776

E: 1 A s

ARG AIML SN . BB . AN (NS A SR EAR S )

THBRAH R B A AE, AR Dy AR 399 O Se B e i _E A28 Fe (B A2 sl e
2. Prid R SHE bR A OIS REA NGB ) R - U A (o4, I T e <6 1) HR e
[BI2%5E) TG SE PRt AT 2R T B A 0y

3. ARLEEFET201545 H29H A%k

3.2 HEHERIN
3.2.1 AREHESHBUHENE KR LH SRS B EE R 2 1 R
. V|45 a4
gy | O izk;az;; okl
B B K KRR o2 45}@% O | @-®@
#HEZQ P %
© @
2= H 240% | 1.19% | -431% | 0.76% | 6.71% | 0.43%

#
=
P
p=i|



ESS\ESEEARAS TR IR 7 3 I B IR AT S5 R e 00 | TAE S AT F 2

322 BESEFRERDRES RTHHEN KRR LIS RS R A R &
2B LB

5%

0% J
5%

_10%_3 ................................. Wt\n
-15% \
-20% v :
-25% ] T
-30% \ |
-35%
-40%

‘M‘Vw“h M '
: Wy v WS
-45%

2015-05-29  2015-10-15  2016-02-29 2016-07-11  2016-11-24  2017-04-11  2017-08-21  2017-12-31

M
W
”

|—jDD[Dj[—[DjDD: I

1. AHEEFT201595 H29 H A
20 AR, AT G 0% TR BT LA B IR e [R1 24 58 F % TEL A1) R

§4 BEAWRE

4.1 EE&2HE (BRELELHE/NA) FiN

AT GRS L BIIR | EZR M

4 HR %% wi A
AFER H 3 BAEHW | ALER
PN - 5, guEmit. JiEE
HEZ E 3 S E AR A AT
H, K WESE . 20134E8 H N
H BN 201545 — 9
HERl o E R 1 ¥ KANT],  PJIER SR 5 ER
R MG e TN,
Pyl

5, BRGNS
PAE H AR TS RS 7 T

AR RIS TR AT ML T 5%
HRYE | HE&2e | 2015464 - T | ZEUEF RO A IR A F L
. SRR AT AR
201346 H M A L H,

FIAFETMTATMATE 7T G2 4%

#
o~
=i
ps
=i



ESS\ESEEARAS TR IR 7 3 I B IR AT S5 R e 00 | TAE S AT F 2

W, LREHEmt. Bt
LTS HE ., b
HEMIHR T EHRARA
AR S, RS
HARA AR FEEH,
201546 H N A A H]

REDE | 44 | 20164FE2H — 154

5, &bt i M
B ESIMEE. PRE
PrEEFHIFFT 0. AERE 24
HLFF A0 G 20164F2 A
A AT, JHAEAT LT
R HELHPhHE%,

RH% | 4% | 2017F7H — 64F

T 1 ERAERH IO & & R AR 2 H BA SE 8 BN S e AR IR H 3
2. EZFAMLEIE SCEMATIE 2 CUEFR ML B BER A BLIME D B HLE

4.2 EHE RS N AR SB AR TE 1B LU
AN 4 42 1 B SR N B e A R A SR L AT A, AP AR R SR
JEAT R & R AR VE 5 DL

4.3 AP GETHR
4.3.1 AP35 ERIHAT IH B

NP PATIE AR VG e MAREE T &, RIESHER
BIR-TFRHRBE RN AP RARRGEA S, LSRR GTHEZ EEAT IR s ik oy
H ISR 558l EPRIES 3 BT AL & BB R S MO VE B R, A% AT 3 A
LR AT S LM AT H B s @ ARG IREHE B WE
B RERIRE, PREASFEIR B H A A B 2 6] (0 KA AT S AR IR o
XA G AT NI MR RERZ T I, B SAT R 7 5 58 A7 D0 HL R B A A0 o B Al AR &

faray
S5 o

WEWIN, AFRATPRGEFEERY, REIREHRL o WMk S A
Lo HIFEHATRH O RAF, RHBFRHE RO

NEI T BAR G WIS AT AT WIS A0 A, R & B8 LA A R i [a) 2 1
(1H~ 3H. 5H) WHIFEFZE 5 KA @8 5 A0 24T 7Tk, KRB R AT
A2 5y SR M) S5 H A2 B o

#
=
ps
=



ESS\ESEEARAS TR IR 7 3 I B IR AT S5 R e 00 | TAE S AT F 2

AN, RIS AT HIE TSI, ~ SRR AT
A oy S G IR EAT N, T3 S il B A B PRAT 1 DL R A
4.3.2 REZ BT AR ERHHA

NRNVEBRAT N, AP A G, #E G ac s BIsARE INE) X nlfE
RELWTT SN TRSBANTZ S W R Rt ik S HAT AR E ML S
Wi S T AT S, USRI A% L 0 B AN 4 i

P PR (< el | o R = R N B 4= s el 1o il R [ 7 e s -
HREFEA A G AR a1 R B S A s8 s BXHEHEA T RATIRCEE BRI LA F]
% SCHEAT B 257 — 01T 1 R B R W 77 S AN ) FO R RE R AT o A% A A, PRAIE 3O 45 2R
FEATPZHIEN . RRKIMATESGIERFRLHTN.

AT G AR WA AR A [F]— 2 e BN [ 2R e 5 2 T R — 28 & H A EAT S )
A2 5y S FA AT RE-S BN 158 5 RM) 2 4 2 F) 57 52 5 o

4.4 REHHNES BB REAIBIESHT

201 74FAZEE T ek e ik, Z5M Ll i, FoH P R30048 4 15ks.07%, A1
WA FE$L-6.25%, HJI284—FATW IS IEIGGE AR =42 —, HAP ik, %
FEL 2%, BE2524EM. BT SR AL S K A2 e AT ALk ig = m, HEHL. BB E
T, BT, FESES A ERERRZ .

RIEGEATEREF TP OMEE, FHEABER THEF. BnRRSERSER
AT, S 42 P 25 0 o L

4.5 MEHREESHKSGEN
BE2017F12A31H, RIESHFEEMHIREN0.677670, AE MG BHHEIE K
FON2.40%, [FHIL SR b R v K R N -4.31%.

4.6 WMEWNESTFE ANERE ST HEE R
AR A A A PN T R TS

§5 BEAGSKRSE

5.1 HEHREEFE=AHEHENR

EHEs: NRMJo

CE SIS auatol=a
Bl (%)

] T H EHOT)

#
[e2]
=
piss
=



ENSABEEEGRAR

R ALEIRN RE HE B R A RS I B R 201 TR AT L AR

1| B % 777,152,749.26 79.18

Hrp KRR 777,152,749.26 79.18

2 | BEHRE — —

3| EER A B — —

Hrr: fiigz — —

BE 7 X FFIESR — —

4 | H&EEE — —

5 | RIS — —

6 | KANREEMT™ 50,000,000.00 5.09
Horpre SEWr E I SE R 4

it a a

7 | AT MG B &AM &A1 137,488,549.42 14.01

8 | HAhwt~ 16,818,886.24 1.71

9 &t 981,460,184.92 100.00

5.2 WEWFARBITVW SR RERTAHE

SWHRAL: NRTIT

. s . G T IE
G e AR G Y
(%)

A Zz\ *jk\ q:&\ ?@_\JJ_/A - -

B | XKWk — —

C | &k 753,830,973.88 77.10
W, AT, BRAR SR A = At

D 16,143.20 0.00
A4

E SN IA — _

F | #ftRAMEE 16,977,279.00 1.74

G | k. SaEAHEL 17,957.94 0.00

H | FEaEfggolk — —
=R AR ANE B RSS

I 4,112,897.40 0.42
N

J | &Rtk 2,071,000.00 0.21

#
-3

=
ps

=



ENSAESERGRAR R LI 72 T T B VR A I 2 B 201 TAE S A TR RS R 4

K | sl — —
L | SR %5 g5l 94,174.64 0.01
M | B TR RS — —
N | KA B A 3L Bt HbY 32,323.20 0.00
O | FEMRS . BB H AR S — —
P BE — —
Q PARS TAE — —
R A ARE ER IR — —
S LR — —
&t 777,152,749.26 79.48
5.3 WEPFIRILEA OOME S E ST = 5E B KPP R+ 2 IR R R 4
GERA: NRMIG
o i NRME (o) | EEETE
JF5 | REAARN | REAK HE Uk ] (%)
1 601100 THSL 2,316,410 [ 63,562,290.40 6.50
2 000858 i AR W 652,554 | 52,126,013.52 533
3 603338 AR 644,261 |  50,664,685.04 5.18
4 000568 FINEE 602,324 | 39,753,384.00 4.07
5 603589 O+ 785,832 | 36,187,563.60 3.70
6 002456 KR FERHE 1,558,250 |  32,084,367.50 3.28
7 600702 TeHE1S 686,201 | 32,018,138.66 3.27
8 600809 L 78 93 556,375 | 31,707,811.25 3.24
9 300476 W R 1,240,416 |  29,707,963.20 3.04
10 300257 JE ey 2,068,990 [ 28,965,860.00 2.96

5.4 MEPREEF R DRNMEFRRAS
ARG HIARARTFA 6T

5.5 MEHIRIEA SWME HEE T 5E E IR/ R B BT T4 e 8RB 4
AFE A WIRAFFA 5157 -

#
s
=i
pias
=i




ERSARENEARAT A LI 7S B A T BV 3 420 1 TAE 35 AR P 3

5.6 REHIRIEA SCYHE G E S B 3E B/ D HEFF BRI 48 B SRR 3 R
il
AT AR HIAR AR FFA B SCFFIESF -

5.7 MEHIRLEA RYHE S ZEE TP HE B/ HEFRIET L4 RSB IR E A
REEEAMERRFFH SRR

5.8 MEFRIEA SOHME G & 5= 15H EL B K/ NEERF BB LA BUES 3% P 48
AT G AR IR AR FFARGLE.

5.9 MEPRAESBRKBIIA R 5 FH oL i
AT AR IR AR R A 31 0

5.10 5 HRAZ STH KB A5 5 o il B
AT AT IR ARFFAT [ 1 52

511 BRAAWMEME

5111 FREFHRRAESBR BT BIEFRHIRT A RER T LRFE, R
RRER S b i —FEAZB AT EHR. 4.

5112 EEBBEMIH2KE, HAEEEFANEEEBREEZ NHRE.

5.11.3 FARBE =14 B

B NRMIG
Frs 2 FR S
1| FAHIRIES 474,922.24
2| ROBCUE SRS R 16,301,775.78
30| R R] —
4 | BRI 1,016.05
5| B ER 41,172.17
6 | HAth UK —
7| FrETR _
8 | Mt _
9 =it 16,818,886.24

5.11.4 MG HRFFA BT HBIH AT Btz A 40

9Tk 11 ;W



ESSAESERARAS LTI R B U TRUIE S B R 00 | TAE SB A TR 4R 2

ANH G AR S IR AR FEA A0 T 5 I rT 4057 5

5.11.5 #WEHRET T2 R E AR RUE 32 PR 1B LA T BA

AR I G AR AE BAK AT+ 48 I SE R AN LR I8 52 PR L
5.11.6 BEA SRS MIERHACFERHR IS

HF DU NIRRT 2 fLS A1 F 02 8] v] GEA7 75 R 2%

§6 TFEAZESHHERS)

AL
i AT A A i 1,508,686,048.95
i A SO ) 4 A R g 4 12,753,943.31
P AR T A SO T e < S B [ 43 00 78,466,057.31
i I R B S 4R 0 AR B 8 (4 Atgek s BA -7 4551 —
5 SR 5 4 A B A0 1,442,973,934.95

T A EH A Oy 0 e R N B R [ 7 005 45 2 A7 0

§7 EEEBEANCHERRERBALAEESHNL
AR WIRA R TN A R ARG

§8 HHPHFRENHMEERFS
8.1 WEHN A —FEERFHESH B LLHIAR BT 20% K FHR
A AN, ARHE R H IR — 3R BT A A A0 LU 450k B Bk I AR B 4
%ﬁzo%ﬂ@‘rﬁﬁo

8.2 B KE SR HMERGER
AR A, AR G RAT RS MBS R SR H A B B

§9 HFEXHEXR

9.1 #ENXMHHEZR
1. P R 2 At S SA LR R R B &
v RELHERI R E R B R A TR SR 4R 51 4
R A T3R5 3 T VR TR o 5 R
R SA IR W R T B VR A T IR IR I B
VR I FE SR E R B R B B IR

wm = W
7/ 7



ENSAZEZEETRAT LI R BV £ T Y 4 20 THE AR RS

6~ FEIIE 2 AR F) e Ath SO

9.2 FFHHE R
FATTY [X 3708 595 K3 [E PR 5 52 7 O A6 )2

9.3 BHRN
A B S T I 37 B e it 55 S FR A N K TN 3 o 4 3 8 ) 45
YA, EATTASR G, WIAES BRNHE] Y B R SoE ) B e B BN

N www.thfund.com.cn

KL EEEHARAA
ZO—/N\E—A+/H

o1l T o1 |



