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L R MV ERAT A A PR A 7] 7,143,307.02 150,651.36

139,879,683.78 389,723.49

T

ARIEGHNEFRZ S ER RSB ITERTEMAN SR A THEIERBILETE AR TTTAA,
2017 EEHRERIA BN ANER T 132,328.92 76 (2016 FEIREB A BICAN AN AR T 45,860.55 76),
2017 FERGEH LM ERHNNRT 16,651,837.96 76 (2016 FREGEH L& RFANRT 2,923,561.37

TG

7.4.10.6 AR EHEAHBINS 5 RBT A HIESR KL

A g AR A 91 R b SR T EU ST P8 R AE AR A EL RN SR IS A HRAIE 2 o

740 MEpEEL—IER T EE
AT AR IR AT R 73 P -
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7.4.12 #5R (2017 4F 12 A 31 H) XEEFA K@ Z RIES
7.4.12.1 FEATEHT R RAESR 1 T KRR RIIE Z RAESR

7.4.12.1.1 ZRIEFHFRT] . BE

AT S A T AR A AT DR D Al /48 A T 368 52 PR PR B 552

7.4.12.1.2 ZRIEFHFRT: ik

EREAL: ARt

\ . L lmmms | S R O R | s | &
RIS | g | RPIIBE FRBE | e s s | A ||
I )
128028 B 2017-12-22 | 2018-01-19 |#HrfsiA k17| 100.00| 100.00 10 1,000.00(1,000.00{ -
7.4.12.1.3 Z[RIEHER: BEE
A A IR K R B T R T B IR A L
7.412.2 BIAEA RE I T R R
SR AR
sk i &
=2 ’é‘ AFEI(‘\ Nai
wm |2 meaw || we | mmaw | g | R | PRRRR | IREER |
EH | m B |®
o gy .
%5 X
603986 2017-11-01| %7~ | 163.1212018-03-02]150.00 76,700110,189,793.50(12,511,304.00| -
BT
HH
7.412.3 B B I EE 5 s fE A P R B
7.4.12.3.1 5R4T AT 1525 1E B )Y
SR AR
Py 5 47 EMENE | Mk B G | Sk
120227 12 BT 27 2018-01-04 99.85 900,000| 89,865,000.00
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150406 15 &K 06 2018-01-10 99.87 500,000 49,935,000.00
041758036 17 5Kk Z & CP001 2018-01-03 99.62 200,000( 19,924,000.00
041759028 17 &4 CP002 2018-01-03 99.86 300,000 29,958,000.00
101555026 15 42)1l MTNO003 2018-01-03 98.80 100,000 9,880,000.00
101575012 15 5 Fd =8 MTNOO1 2018-01-03 98.72 500,000 49,360,000.00

it 2,500,000 248,922,000.00
T

BEAAE IR 2017 4 12 A 31 Hik, FE4MNFHERATEGIFR IERIEAE 5 T SR =2 H BEUESR 2R
AR 232,199,091.70 76, Hrd, AEM 103,499,524.75 76T 2018 4 1 H 03 HEH, ARM

79,199,761.20 76T 2018 4 1 A 04 HEHH, AR 49,499,805.75 juF 2018 £ 1 A 10 HEIHA.

7.4.12.32 X G P s E B

BEEARRE IR 2017 4 12 H 31 Hik, e WNFUESRAE 5 Bt 27 15 [0 58 2 T2 1 ) S5 H (el T e 27
HARBART 480,000,000.00 76, Hr, AR 410,000,000.00 6T 2018 4 1 A 2 HEM, ART
70,000,000.00 75 2018 5 1 F 3 H B, 123838 5y FR AL S A8 [0 W ] N 747 IIESR 52 5 BT 32 2 (it
3 A/ B A o A 21 T e NS PR R i 55, FUE 23 5 5 TR E RO LU B S0 bR S, AMIRT i
[ 2 5y (R AR o

7.4.13 SRt TR XU R B

7.4.13.1 KRB BRBURTIH S

AFE A H W 2B WG B P R 55 R 32 SR AE F XU . IR B U B T 4 KU

ARFE G HNIE | BORANRE 7 AR S o3 A i S XU, 155 3 24 110 XSG R 40 B 1A 4 ol A
AT B S B R GRS I LIRS A

AR FE B TN K KU F BN A m] L 55 R T R AT s R 2, RS T =ER 2 DL
RIALHR BT LA, TR R — BRI A SS R AL IA) . AH GBI R)AH T ) 4, T B — TR
2o MBI, RERIEHIE RS MERZAXN AT I BT FRAL. & W0 5527 E
K. VRO, TR =BT

7.4.13.2 {5 X
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{5 FH XU H 5 e AR A S i FE Hh RIS 5 6 PR IBAT S A 5UE, B R TR BHIE YR < RAT N B
B BT RIAL, SEELE TR G A XS . A IR T T A RIFE
RS, HIERE 7 B 55T DL s XU o

ARSI T — K LW A7 RAT B A

BN BRI Hofh 2 3L (]

EEHHAR 10%, HARGShARGE
FIH — KA R RAT IR, A EEZIESR K 10%.

NI B IV ARAT A7 AT E ) R A (ARAT R WAE 5 938 1 LA 3k B 5 A (0 < R LA 14T

b, AESE G PTEAT N2 5 ¥4 5 v ERIE S A0 45 AT BR DR 24 W) S8 OIE SR SRR IS 5, RIS 2

DR 2B AT BEPEAR /N5

R FH RS o

7.4.13.2.1 ¥ HE VPRI R SR 5 5t

B AR AT HRAT 18] [ MV 717 320 52 5 T X900 58 5 % P 04T A5 P PPAly A HRI AR

AL NRMoT

M PR

AR
20174 12 A 31 H

LEEXR
2016 £ 12 A 31 H

A-1 150,146,000.00 361,063,000.00

A-1 BIR -

R 519,683,000.00 190,522,000.00

it 669,829,000.00 551,585,000.00
T

ARIFH A A i

7.4.13.2.2 ¥ K HE VPR AR R E

[P AF L R AR AT 2240 . BRI e R (AR R R B 57 o

s ARG
AR LAERA
KIRE A
2017412 A 31 H 2016412 A 31 H
AAA 626,955,658.80 389,018,638.00
AAA LL'R 1,149,864,834.00

1,073,027,212.00
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ARVEH 249,360,197.50 409,926,425.80
ann 2,026,180,690.30 1,871,972,275.80
TE:

ARVPEGFFEIEE G, FMAFER . o SRERAT S S BOR TRl 5

7.4.13.3 VB X

TSR 2 Fi i 4 BT RE S RS S RE P . AR G (I sl M R — 77 THI oK [ T35 4 4 40
FEA NPT B I ZESRIE B R A 2E AR AR, 55— Dy TSk B T3 A I b 1R 58 5 Th 5 AN R 1 SR 14
AL A o

7.4.13.3.1 RE WA A TS HE T = KR X5

AFE G FEGEINTAALIE (AT SRR R R RSB FE AR K (AT AT IESR
PR S AN P U B A ) A5 A VN 1 S SR A ST (4 S 4 T T e DR ) A S 1 4
R, VPGSRBS MBI, B PR E SRS AR B e, 0 A < 2 B VAL 1 KU
BATHE . ARG RS E R MRS HE G RO R b B fabr . W RIEZE 5 M EIH 532 5
XTI R IR L] SRS G T 7 AR B AT AR IS 1 AR IE AR T
AR 257 G P AR o T FF I8 % A 4 () F W SE (e 0 HEAT 4%, DREFHEE S A P i)
AR IESh~F 5 2 ARVCHS,  #f ORA B 4 B8 7= (KA IR AE ) 5 48 08 38 TR ] 75 SR (VT G &5 P i . A 4 ) ik
SEHNIEIES A F BT BRI E 4%3K, 28 AR 00T LR HR i i A B 5 20, i R T
TV [ A 2 SR RO BN 1 AU, 7 AR B o G R A2

ARFE G TR UE S KB o (R RAT (B R T 3558 5, HOARTRATFE RS2 5 BT L1l DRI, BRTEPRA: 7.4.12
TR A 4 T AR R A HORUESZ BRI SR A1, ARG 7= 1 ae b 8. Bboh, AKE4w]
I S Y D O < 7 A N B e RIS PR SR, e B PR AN R I R R AT 5 0 B
AR

¥

AT e BN R H TN A I B AU A 5 5K, [ A e e S ey DX e B 050 S sl M b g
Ry XHRBIVESR bREAT R ALK M AT 7 Ao

AARE I, ARG R R A R A RS S

7.4.13.4 T X

T 37 RS 2 415 2k < T 45 < i 2L 11 24 SO B B ORI <3 8 PR T Ak T 32 25 SR o IR 3R (1 22 3l i ¢
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A BN RS, BRI R KU AN XU A AR A A XU o

7.4.13.4.1 F| 2 R %

AR XU i 5 < (A 55 IR L AN B < U 2 32 T A P AR AR Bl T A AR sl A XU o A < P A I 77

FEOVEATAE R IEE A G A RE S LRI 5.

A AT T B S Y [ A e i 5 R A

7.4.13.4.1.1 P2 X i O
. NRMG
AR
20174 12 A 31 1MW 1-5 4¢ 5&PE AitE it
H
#re
AT 7,143.307.02 - - - 7,143,307.02
i R S 16,651,837.96 - - - 16,651,837.96

7 H PRAE SR

1,177,958.67

1,177,958.67

A2 oy M 4 R 5t

1,153,188,833.33

1,485,278,950.97

57,541,906.00

457,147,068.18

3,153,156,758.48

IV SIS - - -| 52,359,455.80 52,359,455.80
JSHAC HR - - - 1,640.79 1,640.79
BEr 1,178,161,936.98 | 1,485,278,950.97| 57,541,906.00 [ 509,508,164.77| 3,230,490,958.72
ki

i;ﬁm@/f@ﬁ 712,199,091.70 - - -l 712,199,091.70
IR A8 [B] 3¢ - - - 2,151.65 2,151.65
A N Fi - - -l 1,565,405.71 1,565,405.71
MBS 2 - - - 447,258.79 447,258.79
NAAZ 5 B H - - -l 2,128,675.15 2,128,675.15
LA A B - - - 704,225.84 704,225.84
INEREEINSS - - - 987,081.92 987,081.92
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g o H - - - 155,000.00 155,000.00
VA ] 2 - - - 0.27 0.27
ittt 712,199,091.70 - -l 5,989,799.33| 718,188,891.03
FIRGURBEBL | 465,962,845.28|1,485,278,950.97 | 57,541,906.00 [503,518,365.44| 2,512,302,067.69
HEEER
2016 4 12 A 31| 14D 1-5 £ 54ELLE N7 &1t
H

B

RATAFK 139,879,683.78 - - -l 139,879,683.78
Sl 2,923,561.37 - - - 2,923,561.37
17 RIE 4 609,142.99 - - - 609,142.99

2 50 e 7

867,555,000.00

1,325,185,133.00

230,817,142.80

93,784,632.66

2,517,341,908.46

LR S, - - -| 44,875,987.09 44,875,987.09
AV 1,010,967,388.141,325,185,133.00|230,817,142.80 | 138,660,619.75 | 2,705,630,283.69
Ui

i?ﬁlﬁl%/ﬁﬁ%\ 347,999,731.50 - - -l 347,999,731.50
JRE A JRE [m1] 35 - - - 16.41 16.41
JREASH A BN i o - - -l 1,695,445.15 1,695,445.15
R 2 . - - 484,412.90 484,412.90
A5 5 B - - -l 1,108,481.21 1,108,481.21
VA A3 B - - - 704,225.84 704,225.84
JREAS ) A - - - 178,965.28 178,965.28
g ot H - - - 55,000.00 55,000.00
LA =] 2 - - - 0.04 0.04
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ittt 347,999,731.50 - -| 4,226,546.83| 352,226,278.33

FIRBUREGR O | 662,967,656.64]1,325,185,133.00(230,817,142.80 | 134,434,072.92| 2,353,404,005.36

tEeE
RPN ARG KA GBI~ Fe il IS Z20H0E 1 E0 E O H 82 H 2
BT T 03K

7.4.13.4.1.2 F| 2 X R 23 A

LA g [ 5 Bl S5 A TR ST A | A 2017 4F 12 A 31 HF1 2016 4F 12 A 31 H& &%
(3 E (BP MMED N B AR

Bt |G Oa IR AL

BRATAFAK S S S A R Y PRAIE 88 LG S0 47 OR 2 BOFDR i g AR TR, BOE AR
AR LR %R B AR RN A, T FEAR B B S (BT B KR 5

X AR H R B B I R R AR AL AR Toe)
HH IR IR AZ 2 1) AR ) A R
A 2017 4F 12 H 31 H 2016 4F 12 H 31 H
R E SN R P 286,440.63 508,400.00
TR FF 1A -286,363.44 508,200.00
7.4.13.4.2 SMNC R

ARIE G A G KA AR T, B MR .

7.4.13.4.3 EAb M KUK

AR 4 BT I () HC A AR A% XU 2 B R TS A KUK TS A UK R F i 4 BT R i TR A 18
B AR SR I 3L B2 PR ik 1 S R A0 ANV 8 BLAM R T 32000 % DR 3R A2 30 1 2B 38 30 F XU o

AR B4 BV TUESR A 5 BT b T sRAT 18] RNV T 35 5 RIS AT 9%, T I W 7y e K T 4
JR: B TR 1) 4l TR A el e

A Gm i BV AL A (5 UL BEAR T A A0 A% KUK, O HLARE 68 BN H N AR SR 2 BT R T TIE S
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SRR FEFFF RSB HE S 2017 FEERE
AR St A o
7.4.13.4.3.1 AR A& XU L DI
SRURLL: AR
AR EEER
2017412 A 31 H 2016 £ 12 A 31 B
HHE
EROE | i on | S| i e
A2 o Mk R R P —— R SRR T 457,147,068.18 18.20|  93,784,632.66 3.99
GG R B —— S R R - -
Lo MR —— R [2,696,009,690.30 107.312,423,557,275.80 102.98
G MG —— R BRI - -
A B R BT —— PO 5t - -
HoAth - .
it 3,153,156,758.48 125.51(2,517,341,908.46 106.97
T

S 0o 153 7 5 [ S Wi 2

At AR B B AN T3 4

BN 80%,

HAopxtarfeifiiz: (o @

Ao ATHARD BT LI AN R TR 5 1 40%, X B 2 U 2 S8 LA HAt 93 7 (4SS . BUIESS)

I LA T A <

5%

BrEH 20%,

7.4.13.4.3.2 FADY B KU B BURRME 43 H7

R L e BRI H AL —4E DL I BUR 27 AR T 38 6 58 14 E 10
THRPABERH, ARG BRI H XS 51 s i E

B | RBREAR;

AT TS O M KURS: B B TS T 3 0 R e UG

HIRSE- S

EBBA G BRI I

AR drh, Briismiabn kAR S, HAbRE w3 &5

AR PR DR AL i PR AT AL o

oA AR AR AR )

Xt B iR H 2%

BT E AR A (AL

ANRMIE

AHIAR

FEERR
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2017 %12 A 31 H 2016 £ 12 A 31 H
VR 300 FEECT R 5% -24.347,777.08 -696,100.00
VIR 300 FEEL Lk 5% 24,347,777.08 696,100.00

E:

AT G B NIE I A ——B 7 E M BT iR AT G i i S it AT b . B3ROV At
RS BURPE AT, SR T AE AR B AR RE T, IR T4 G s RSB ATREMALE)
I, RS B G B B AR A RS TR

7.4.13.4.4 R P R 8 15 B XU RS

REEANE (VaR) & SURAR: FEWHIERWENT, HE— SR siE s HE BT RE K . B4
WY RTR, MR AKT CBER) T, E—S Ry sUE S HE M E1E R R R E I N 1ok
REdR . HARXERA: Prob (AP>VaR) =1-a B¢ Prob (AP<VaR) =a,

Horp Prob R B MMESR RN TR ReBR FIRMBESR: AP £oR: HE—SRT =1 — T REA I At
MNMERURH: VAR FoR: e BEAKT o FIERMNE, B Remsik LR o h: HEmEREK
s

£ 99% 1 BT 7K T R FH AT A B AR 7R SR B X

L7 A1 HEER R HIEBIRIAE 5 H g
Rt

AU S A] A% F <5 P B3 7 2H 5 B G R DR AT AN AR

RS S B SS A N = RUR- OGRS NIRRT iF

R ATA LAERER
T 2017 4 12 A 31 H 2016 4£ 12 A 31 H

it 119,376,514.59 2,202,100.00

tEeE
ERHHTE T 99%MEEKT T, AR HEET MR HjE NS H ATl
Iyt i XS BT B foe KM FE A 2K
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7.4.14 B T EARR AT S UHR R T B UL I AT I

74141 A RHHE

741411 AUA RMETENEHM TR

AREAA SO E T I G R B R U5 B RAT R S H &S AR ARES . RIBGRIA
2t R R P R DA R A R T, R ARRA K, A A SR EARE

741412 UARMETER SR TR

7414121 FERXEMTHA RHHE

T 2017 412 A 31 H, AESFEHLLA M ETHE HIARZ) TR S5 55 1 4 TR A 8 758
—JZRMRHANR T 502,459,256.98 76, J&T 2 2 XMRFANANRT 2,650,697,501.50 76, L& T
BEJRRMARS. (T 2016 4 12 A 31 H, AEEEFRFAMLLA RNME T & BRI 14
MMTAFRBTE - BERMOAFNART 9449478266 Jt, BT 8 - ERMAHTFNART
2,422,847,125.80 75, TR T H=BRIRH)

7.4.14.1.2.2 A SRHHEFT R B XA B B K2R 3

X FUESRAE 5 B L i W BESE A T S e fii 2348, 7 I KT . S B ANTEER . B8R T AR A TT
RATERED, AL 3 T3 W H 558 5 WL IE R H HAIRL . 38 5 AN T R 1) K B B 1) Ao+ O i 28
AU AR A RN EFINGE — 200 FRARYE b (4 R (0 A e (v i A 5 R
TR S NEL TR MR E IR, e A DR R SR ] B4 5 05 A R B R R 38 — IR = 2 k. &
FE SR AR S IR 0 58 Gk TR A B2 IR TR . ARG REA LA et i T
EI G TR = E A R E AR R LA

7.4.14.1.2 3 H=RE A RHMERBM AR &

ARBESFEA M A S T HL AR ST N 2 33451 25 1 4 b TR A AR AR BRI R LSS = )2
WA SN E TR

7.4.14.2 AREEIR

BB HURR A5 0 75 B (KR U 00

7.4.14.3 HABEEIR

WEBHUR N, AKHE S IO TR 2 R I H A

7.4.14.4 TF ZARR L
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RS HREL T T 2018 4F 3 H 27 HAEAR GG E B M.
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8.1 WIREEH™HEHNL

SR ARt

s A &/ (o) HESREFREE (%)
1 [ R R 457,147,068.18 14.15
Horre SR 457,147,068.18 14.15
2 | EEH®E - -
30 |BE R I BE 2,696,009,690.30 83.46
Hr: fiigz 2,696,009,690.30 83.46
BE RIS - -
4 | REBEE - -
5 |ERhfTA R - _
6 | ENIRE LR - _
Horbre W [0 e ) SN IR A 4 i 5 - -
7 |BATEERRGS A AT 23,795,144.98 0.74
8 | HAth T B 53,539,055.26 1.66
9 |AIF 3,230,490,958.72 100.00

8.2 MEMIRBATL KK EREAS
8.2.1 EMIRBATI P RHMBARERRAS

SEEA: AR

R R eS| AfprE God HESRRERE] (%)
AR RRG H - .
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B[Rk - i}

C |l 283,863,451.74 11.30

D |HJ1. BTy R BOKAEFAGERLY, - -

E |&5k , B
F | mEE 23,622,296.00 0.94
G |xidEisk. BN 115,233,710.44 4.59

H |{EmE eyl - .

I = BALE . AR S BEAR RS 4,235,760.00 0.17
T | &Rk 25,223.502.00 1.00
K =k - _

L | GRS k55l - -

M | BEEABE ORISR R 55 - -

N /KR PREEAN A FL it #E 4,968,348.00 0.20

O |JERMS. BEAHALMRS L - -

P |HFE - -

Q | IPAEAKESTE - -

R [3¢fb. EE MG R - -

ait 457,147,068.18 18.20

8.2.2 EMIARIEAT WL RIBBBR R RER T A S

ARSI AR IR R R M OB B BT (52

8.3 WAIRIZA MM E o H & 3 7 i E LB R/ R T B SE B 3 B A
GEURAL: AR TS
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S | BEAR iR #HE B ARME o) | HEESEFSAEIE] (%)
1 000725 HARTTA 6,519,500 37,747,905.00 1.50
2 000538 =AY 358,866 36,528,970.14 1.45
3 000507 PR 3,208,300 32,660,494.00 1.30
4 000905 JE T THE S 3,091,370 32,583,039.80 130
5 600196 SRR 692,612 30,821,234.00 1.23
6 600867 WA E 1,197,490 27,410,546.10 1.09
7 600703 =t 948,629 24,085,690.31 0.96
8 002456 BRAERL 1,164,641 23,979,958.19 0.95
9 002475 ATV 1,019,500 23,897,080.00 0.95
10 300296 I Al 1,195,700 23,304,193.00 0.93
11 000429 B A 2,688,484 21,803,605.24 0.87
12 002709 RIGH R 442,700 20,359,773.00 0.81
13 601228 N 3,221,340 19,682,387.40 0.78
14 601398 TRHRAT 2,674,700 16,583,140.00 0.66
15 600755 JZ 1T R 1,325,600 13,388,560.00 0.53
16 603986 JK 5 B 76,700 12,511,304.00 0.50
17 002045 A% 624,800 10,509,136.00 0.42
18 600153 R 920,300 10,233,736.00 0.41
19 002334 o B 1,059,900 9,009,150.00 0.36

20 600897 B2 378,300 8,504,184.00 0.34
21 601988 H EERAT 1,496,600 5,941,502.00 0.24
22 000069 A A 585,200 4,968,348.00 0.20
23 300188 F AR 212,000 4,235,760.00 0.17
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24 600036 HRHRAT 93,000 2,698,860.00 0.11
25 603818 A 26 X 183,800 2,676,128.00 0.11
26 002511 HhOI S 2 62,800 1,022,384.00 0.04

8.4 WMEHNREBRRAGHERES)
8.4.1 Rt SENSHHE IV & 7™ 13#H 2980T 20 L HIBRE S
SRS ARMIT

P | BEARY AR FH RS S EIRIE SR BE L] (%)
1 600717 RS 193,333,749.95 8.22
2 601688 TR S 117,605,926.24 5.00
3 600507 J7 KAEFN 82,705,049.63 3.51
4 600196 HERY 76,319,315.12 3.24
5 000905 JE T THE S 75,196,072.32 3.20
6 601600 Hh E £ 63,778,292.00 2.71
7 000858 TR 60,415,565.58 2.57
8 000333 KM 5 A 59,967,962.03 2.55
9 600350 Ll 2R vy 57,700,212.44 245
10 600548 PN 54,871,016.91 2.33
11 002475 ATV R 53,660,679.00 2.28
12 002242 FUBH B4 53,378,425.31 2.27
13 000568 FINEE 51,428,782.16 2.19
14 300230 TR A 51,232,081.58 2.18
15 002043 REE 50,913,636.12 2.16
16 600759 IR 50,651,774.00 2.15
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17 600089 FEAREL T 49,210,858.00 2.09

18 600068 B 48,686,159.60 2.07

19 600160 B 47,201,098.24 2.01

20 600703 =t 45,355,324.81 1.93
EE

AT “SRNEI” 15 KL AT (RAZ BN UK E) 81, AHEHERI .

8.4.2 RT3k H SAE VI E S ™ 13{H 2980T 20 Z BB R S

SHEAL: AR

S | BRERE i R KH RV HEM RIS R A LE] (%)
1 600717 R HE 257,866,211.84 10.96
2 601688 TR S 113,804,842.31 4.84
3 000671 FHOG I 94,228,051.45 4.00
4 600507 J7 KAEFN 88,629,650.41 3.77
5 601600 Hh E £ 74,469,741.22 3.16
6 000858 TR 63,010,682.20 2.68
7 600196 HEERZ 59,971,874.74 2.55
8 000333 KM EH 59,159,565.67 2.51
9 000568 PN 56,828,572.07 2.41
10 600548 PN 50,997,242.78 2.17
11 600089 FEAR L T 50,988,836.75 2.17
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