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il 9587 10,771,343.73 10,771,343.73
FIREURE RO 491,713,731.48 896,556,043.16 | 1,388,269,774.64

EEER
2016 45 12 £ 31 B 1A 1ES54 54U E AR it
Vigas
%41 4t 62 7
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HRATAER 1,493,226,874.65 1,493,226,874.65
T 5 M il 7= 5,508,421.97 953,920,840.62 959,429,262.59
ORI 380,719.57 380,719.57
RS HR R 14,605.19 45,857.39 60,462.58
igad=S7n 1,493,241,479.84 5,508,421.97 954,347,417.58 | 2,453,097,319.39
il

PEATIE Z5i H 603,423.84 603,423.84
A IR [T 3R 930,652,649.93 930,652,649.93
PEAT A BN R M 2,661,477.34 2,661,477.34
MATHGAE 9 443,579.54 443,579.54
NATRE 5 B H 958,547.29 958,547.29
Hopth 47 5% 416,453.86 416,453.86
SR AT 935,736,131.80 935,736,131.80
R R UK B O 1,493,241,479.84 5,508,421.97 18,611,285.78 | 1,517,361,187.59

T RAP PR NAR ST RAAGIRIKIE,  FFEIE A Qe BA 2 F0E e fr B 2] H 2R

#HTUSK.

7.4.13. 4. 1. 2 FIZ R B @URE HT

T 2017 F 12 A 31 H, AEERFFAELZHMEGMIFHRE (2016 4F 12 H 31 H: AREFFAEMNA
MR A SRl SRS R A A I EL BN 0. 36%) , RI T IR R AR S 0T A R 4 55 77 1

fHTCE A (2016 £ 12 H 31 H: [FH) .

7.4.13. 4. 2 SNC R

AN RS A2 415 < i TR PR 2 SO AN AR SR I < 8 PR AN 3R AR Bl T A 2R BB R KUz o AR 3
EFFA A CACIKAASL T B = A ft, DRI AE A BRSNS o A < PN AR S
BN AT A

7.4.13.4.2. 1 4MNC R MO

Bhr: ANRmoo
IR
2017412 A 31
A W x5t AR .
RN e YN AR A

BASH T B B =

HRAT 4K 94,234,132.79 21,421,834.12 376,012,793.60 491,668,760.51
1 tHIRIE 4 - 76,718.29 76,718.29
5T Gy M Ax b e 891,859,838.64 15,120,138.80 906,979,977.44
MRS - 94,614.82 94,614.82
IR GRS - - 221,047.31 221,047.31

#
9
p=i
H
&
b=l
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Vidkacary 986,093,971.43 36,541,972.92 376,405,174.02 | 1,399,041,118.37
BASH T4 By 47 5%

A 25 77 B3 - - 186.19 186.19
A+ Bz [k - - 1,540,101.10 1,540,101.10
AT A N i T - - 2,124,654.33 2,124,654.33
S AR 9 - - 354,109.02 354,109.02
A5 5 9% - - 6,341,249.18 6,341,249.18
oAt 47 5 - - 411,043.91 411,043.91
ARSI - - 10,771,343.73 10,771,343.73
B 7 475 R SMIC R

g mpE 986,093,971.43 36,541,972.92 365,633,830.29 | 1,388,269,774.64

FEER
5E EOlGEIElZESlEI
i X AR it
FEART nEARD

PSR BE

RATAEAK 66,555,051.28 3,750,873.84| 1,422,920,949.53 | 1,493,226,874.65
o P& Rl 111,743,307.33 5,508,421.97 842,177,533.29 959,429,262.59
R 2 0.10 43,240.61 337,478.86 380,719.57
87 A K - - 60,462.58 60,462.58
e 178,298,358.71 9,302,536.42| 2,265,496,424.26 | 2,453,097,319.39
DS -4 iy 4745

%7 AHIF 25 37 SR - - 603,423.84 603,423.84
INERYEAEIE - - 930,652,649.93 930,652,649.93
INERR=S:PNEia] - - 2,661,477.34 2,661,477.34
AR 9 - - 443,579.54 443,579.54
LA AZ 5 9 - - 958,547.29 958,547.29
LAt 75 - - 416,453.86 416,453.86
R & - - 935,736,131.80 935,736,131.80
B = AR R SME XY

[/ BRES] 178,298,358.71 9,302,536.42| 1,329,760,292.46| 1,517,361,187.59

7.4.13. 4. 2. 2 SN X O BUR 4T

i | BRICE LM AL T 52 S IR AR
X B = A H B 4 BT = e )
. e oA CRAL: NIRMoo)
. FHIR R 3% £ () A2 ) TR TEER
2017 4£ 12 H 31 H 2016 4£ 12 H 31 H
L. Frf ah mkEr AR i FHE 5% 51, 131, 797. 22 9, 380, 044. 76
2. BT AT N TIZAE 5% -51, 131, 797. 22 -9, 380, 044. 76

b

p=i
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7.4.13. 4. 3 HABHRE KK

FCAA R RS i 2k < i R < i T B 1) 2 S0 (B R SR B g 2 BT B T 2 R 3 RT3 B
AT S i % TR R AR Bl T AR B B I RS o AN < B B UR THIESR A8 S o BT B AN &, P
T ) HEA A% XU SIS T FRAMIE S A AT AR B B 28 1 DLBCRF PR U 52, T BERUS TE
I3 T I B AR PN I o

AN G 1) 2 < BN AE R AV BB AL S O AR s RO RS AR (0 B 7 I L AT AR PR B SR 43
PEHMG . (EDTRCE WITRE SN AT P a5k BORME. JA
PEUL R SRR MEFAFREAT IR, $240 ARG R e s R JE NSRBI A 3R, TR AT REXs B2 AT 3%
PEAL R M, W E SRR A R RGN L. AEBCEREE R, SR B BN fAT L
BERMEAN “H N R BRSNS, R BT RS e RIS, HASEAIRS ISR, K

RS E S A

ORFAM IR AL, R MR B AL RS R, DRI A ot
AR el i BB 1 A BEAR AN KU . AT S AL & b B SR 58 B e B (1)

ELBI Y 0-95%, A48t T A KL G S AR B IBEE A BEBE LEBIAMIR T AR B 2 8 57 1) 80%.
BN 5 H AL AR B S A RN RIES LA, IUe s @] HAE — 4 LN I BUG 27

AMET HE PR 5%, BhAh, AT G (05 4 BT FDW AT G T R HOTIE 55 47 H S it
e, SENLEH 2R E R IEA S AT R B, 45 VaR (Value at Risk) FRARSERINRAAIE S
TR PR AR i TR, B T S o SRR AT R 42

7.4.13. 4. 3. 1 HARMHE XU L

SREA: NRMT
ENUIFR AR
5H 2mMﬁm§§¥3 ; mm¢1wlif -
AT B LA (%) ARAE B LA (%)
A Gy M 4 Rl e — I SR 906, 979, 977. 44 65.33 | 953,920, 840. 62 62. 87
AL oy 1t 4 Rl 7 — B R - - - -
Aoy M Rl P — B SR AR - - - -
fTAE G Rl Bt r= — BUIEF E - - - -
HoA - - - -
a1t 906, 979, 977. 44 65.33 | 953,920, 840. 62 62. 87

b



A5 A e K 2017 FEAF PR

7.4.13. 4. 3. 2 FABMHE RS FIBURAE 3B

% | BolkgitbBecikut (B 7. 4. 1) LMY HAb T8 8 R FFAE
X AR H 2 B I EL Y
AR G VAN )
AR EAEER
20174 12 A 31 H 2016 4£ 12 A 31 H

FH IR U A2 B ) A2 2y

SR (W 74D
T 5% 77,592, 310. 84 34, 187, 310. 62
2. Me&gitb s s vE (v 7.4. 1) F
[ 5% =77, 592, 310. 84 =34, 187, 310. 62

7.4.14 H B TEBEN 7 Hr & vHR R 75 2 U B B H AR IR

(1) ARl

(a) <&l THEAROME TR

AFOETT RS RTRIER, B A et B8R 5 B =S U N E TR &R
RPE -

F B MEE S GAETE R T ERZ BN .

SRR BRES— JE A NABL AR DR B A7 5 i e T LR () A

BRI MR P B G AN AU S A AE

(b) FFEMLLA SRMMETHRER SR TR

(i) #ERERTHARME

F 2017 4F 12 H 31 H, AIESFAIILLA RMME T HIHARZ T 45 38 0 Sl 7= op g 58
— R IRIIREUN 906, 979, 977. 44 76, JoJ@ 155 —BEE =R AR H (2016 4 12 A 31 H: )R
X 959, 429, 262. 59 76, TH HE=EN) .

(i1) A FebrE e = O E i R AR 5

X FUEFRAL 5 B BT BRI R SR U R, 28 5 AN R (B0 4k kA N 58 2 AN i
BR)  BUE TARATTRATENG I, AIEEASTIFMH 25 WIS H IR, 52 5 ANE R &
R A5 U3 DA S P SR 25 0 A SO B AU NS — 2 AR A (1 R 8 o SR PR A T L 8 i A
XA FOAMA IFEMATEFE, B A S SR AN i 73 2 Fo (B S 28 — 3 IS 2 5 = R I

(iii)  SE=JRRA RMERERIA AL Z) 445

o

(¢) AFRREERI LA soi(E TH B R <k T H

45 71 3£ 62 11
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2017 £ 12 H 31 H, AEERFFAIFFERN LA R ETHE SR 5™ (2016 4 12 H 31 H:
) o

(d) AU b E TR Em T A

ANBLA S B T 4l 0 7= A0 6705 3 B2 A4 RESGR IR Fofth b 47 e, KT E 5 2 Fe il
FHZEAR N

(2) HEE AL

RAEMEGE . EEBS SR T 2016 4 12 F 21 HAAG IR [2016]140 5 O T &R S
PEIPR AR BIR S S E R ECRRE A FRE, RE e E SRR R A A S AT
9, LABET SR ERBN .

MR BEH . [ RS 6= T 2017 4F 6 H 30 H AR I FE (2017156 5 (ST B8 ™ M (E LA

KIERE R e, WEmEENEERE R A ER N AT N, BEHE
TR, TR 3SR SRS fE Rl . X BT P2 TE 2018 4F 1 H 1 HaTis B K AW

WEBNABAT N, REOEB, AEHSG: CHMMMERIT, OB GE A
J& F A3 (S S 9 B A0 9L o

SeAh, WEGE. EFBSERT 2017 4E 12 H 25 HAARIAEL[2017]90 5 (< TR & % 7
BEAT BN S5 R A B BRI I8 A X R A N E 2018 45 1 H 1 HRIEE R ™ iR At
DEHMRSS AR 53 G Rl o e Ll % PO B A0 A B E

FIRBISBCR R A SR 2017 4F 12 A 31 HIERW SR IZE SR TE R0 .

(3) B A M B A E RS, B B B 5138 H AR E 70 R U W 11 A 2 2 2

§ 8 EHALSME
8.1 HiREEHE=HEEN

SERAL NRMoT

FFe T H & b B R BRI EL A (%)
1| B TE 906, 979, 977. 44 64. 83
Hrp: @ 891, 859, 838. 64 63. 75
AFESEUE 15, 120, 138. 80 1.08

o - -

J5 S FE SRR - -

2 e - -
li] 5 WAL 7 F5 % - -
Hep: iz - -

#
5
b=l
H
&
b=l
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B SCRFIESE

4 | ERMATA M IE

Hrp. i

Witt

IR

BUIE

5 | KARE &R
H

e K a1 SN IR A

N
iy

F
6 | EmmpTA N _
7T | AT RS E AT S AT 491, 668, 760. 51 35. 14
8 | HAth & IiwE 392, 380. 42 0. 03
9 | &I 1, 399, 041, 118. 37 100. 00!

VE A FE G AR T BA A I I s E A ML R i A T E A AR T 848, 629, 457. 33 76, (H#E4:

BrE I E L] 61. 13%.

8.2 FIRESNER GhiX) IEFWHINEHE I H

SHRA: NRTTT

EZx GhX) A E A BB T (%)
H [ A 891, 859, 838. 64 64. 24
% 15, 120, 138. 80 1. 09
At 906, 979, 977. 44 65. 33

8.3 IARITAT WL RN BB A S

SRR NIRRT

ATk NVIRKIED i 3 & R PRI E L ] (%)

REJA - -
JE AL} 96, 330, 268. 40 .94
Tk 8, 843, 927. 80 .64
06 T e 222, 396, 990. 16 16. 02
W 75V B - -
BRyT PR f 124, 865, 978. 84 8.99
Sl 154, 344, 762. 95 11. 12
B 285, 077, 910. 49 20. 53
I 15, 120, 138. 80 1.09
AR - -

Ait 906, 979, 977. 44 65. 33

VE AT Bt PL_EAT W70 SR 21 AT b 70 b

47 T 4% 62 7T
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8. 4 IR A o E S EE T 1 E LB/ R R BT A A
BRI

SHERAL: AR TT

] HEE
WA | FifEIERT | B BrE G
F5 WA GFR (FEI) WEIGFR (F0) K (%) N e E D
‘ ‘ o % (Hi - 8 L 451
X) (%)
Geely Automobile | HFRNREERA TG \
1 175 HK # | 5,200,000 | 117,796,437.20 | 8.49
Holdings Limited R ] 5 B ®
T t  Holdi e T A TR EWIA T |
g | Cneemt  Honaines BRERAIRA | o0 e | FBBREI ) Lo 300,000 | 101,813,838.00 | 7.33
Limited ) 5 B
AAC  Technologies | Hi =B H FIBEEAL |
3 2018 HK Fk 800,000 |  93,220,683.20 | 6.71
Holdings Inc. PR 2> =] Vbl
H./;E'E\EH [\ ﬂ%j ANy S .
4 | BYD Company Limited | B 3 A7 R 1211 HK | - BIR AL F¥E | 1,500,000 | 85,388,206.50 | 6.15
] 5 F
Chi Molybd Y& BHZE AR & FHBAAL .
5 ina Molybdenum | RHAIMNLER | o000 0| FIBIRESE | 16,000,000 | 67,140,291.20 | 4.84
Co., Ltd. A A BR 2 7] 5 Fit
CSPC RS
. FHHEBHRA SR ‘
6 Pharmaceutical - 1093 HK | 5 At i 5, 000, 000 65, 953, 299. 00 4.75
[=]
Group Limited
C t G d FH 23 Bt 3 ANy S
7 | oumt arden | SEERRRAI | )0 o | TS Z | 5,000,000 |  62,275,295.00 | 4.49
Holdings Co. Ltd. N o F
The People’ s FBAAL
I ] o .
g | feurance PEARGRRS | o | 20 Z | 17,000,000 | 54,710,309.50 | 3.94
Company (group)  Of | HA 4 BR A &
China Limited
Sunny Optical | _ T TWBAEAL
9 | Technology (Group) U 55O R 2382 HK | % ) Fk 610, 000 50,939, 519.49 |  3.67
H ) ) , . .
Company Limited CRIED AR F
Yangtze Optical WAL
Fib d Cabl
jo | Tibre and Cable | o rvm | ogeo ik | 2 Z3 | 1,000,000 | 30,009,169.00 | 2.16
Joint Stock Limited
Company
EE“{'Z‘:\:/\ wn ? KEAL N
11 | MMG Limited - IHIRAIRA 1208 HK FREA Zue | 9,000,000 | 29,189,977.20 | 2.10
] 2 F
WUXT BIOLOGICS FIBEE AL
12 A 2269 HK s 679, 000 24,803,372.29 | 1.79
(CAYMAN) INC. ) 5 S
T E AL .
13 | YIXIN GROUP LTD Uk £ 2858 HK s U 4, 000, 000 20, 964, 622. 80 1.51
Brilliance China e FIBEE AL
14 | Automotivve . — 1114 HK | 5 fF F#E | 1,000,000 17,470,519.00 | 1.26
Hoidings Limited B IR
48 W 3L 62 T
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Guangzhou TG
Baiyunshan I E = LR Vil
15 | Pharmaceutical LR AR A | 874 HK Tk 900, 000 17, 340, 952. 95 .25
Holdings  Company | )
Limited
Shanghai Fosun | Li#lg HE B K% FUHEEEE AL
16 | Pharmaceutical (FERD) BB TR | 2196 HK | 2P s 400, 000 16, 768, 354. 60 .21
(Group) Co., Ltd. N
[ 20 29 31F
17 | SOGO Inc. LR /N S0GO US i!%ﬁ EH 200, 000 15, 120, 138. 80 .09
ﬁC
7ZHONGAN ONLINE P & C X BWHBAAL |
18 INSURANCE CO. . LTD AN 7 A 6060 HK ; ﬁ)ﬁ:‘* s 200, 000 11, 585, 712. 60 .83
5&?% ANy S
19 | Meitu Inc. KK AH 1357 HK ;ﬁﬁﬁaé:.x s 1, 000, 000 9, 094, 700. 80 . 66
o FIBEEAL |
20 | FIT HON TENG T Jp R R 6088 HK ;ﬁﬁﬁﬁmx i | 2,000,000 8, 843, 927. 80 .64
=LA FWHBAAL |
21 | CITIC Limited ;g/.\:{ LSl 267 HK ;ﬁﬁﬁﬁmx Tk 510, 000 4, 808, 823. 05 .35
[_\ [5]
Chi Literat o FIBEEAL |
99 Lt;na HHOTAttre | s 772 HK ;ﬁﬁﬁﬁmx F 95, 000 1,741,827.46 | 0.13

AT G BL_EAESRA SR 2t i 374G

8.5 ME NN E R HAEHKEKRZTS)
851 RiIFTEAESHE B IARIE SR = FE 2% 20 L HI R E

HA 2

SHERAL: AR

o o s N i A2 4 B
Fe | ARAHKREEL) AR AR TN G e
B EE A1 (%)
AAC Technologies
1 ] 2018 HK 214, 546, 058. 68 14. 14
Holdings Inc.
Sunny Optical
2 Technology (Group) 2382 HK 196, 114, 618. 95 12.92
Company Limited
Country Garden
3 ) 2007 HK 142, 202, 000. 96 9.37
Holdings Co. Ltd.
Geely Automobile
4 i o 175 HK 126, 009, 597. 59 8. 30
Holdings Limited
Ping An Insurance
5 (Group) Company Of 2318 HK 124, 877, 126. 77 8.23
China, Ltd.

b
5

p=i
H

=




A5 A e K 2017 FEAF PR

6 Hsbc Holdings Plc 5 HK 120, 673, 561. 75 7.95
Tencent Holdings
7 o 700 HK 118, 191, 807. 59 7.79
Limited
China Shenhua
8 Energy Company 1088 HK 109, 891, 258. 64 7.24
Limited
China Merchants
9 3968 HK 109, 658, 931. 56 7.23
Bank Co., Ltd.
10 BYD Company Limited 1211 HK 103, 718, 971. 15 6. 84
11 AIA Group Limited 1299 HK 91, 914, 681. 83 6. 06
CSPC
12 Pharmaceutical 1093 HK 90, 616, 878. 20 5.97
Group Limited
China Life
13 Insurance Company 2628 HK 75, 508, 958. 23 4. 98
Limited
China Molybdenum
14 3993 HK 72,637, 756. 35 4.79
Co., Ltd.
The People’ s
Insurance
15 1339 HK 72,572,672. 41 4.78
Company (group) Of
China Limited
16 FIT HON TENG 6088 HK 69, 468, 501. 10 4. 58
MTR Corporation
17 o 66 HK 67, 364, 329. 91 4. 44
Limited
Sunac China
18 ) o 1918 HK 66, 043, 935. 50 4. 35
Holdings Limited
China Unicom (Hong
19 o 762 HK 65, 842, 447. 38 4. 34
Kong) Limited
BYD Electronic
20 (International) 285 HK 63, 267, 000. 10 4.17
Co., Ltd.
Brilliance China
21 Automotivve 1114 HK 61, 263, 883. 59 4. 04
Hoidings Limited
China Shipbuildin
22 g Industry Compa 601989 SH 61, 179, 891. 00 4. 03
ny Limited
Citic Securities
23 o 6030 HK 53,691, 711. 53 3.54
Company Limited
WUXI BIOLOGICS
24 2269 HK 50, 732, 379. 19 3.34
(CAYMAN) 1INC.
25 Guangzhou 2238 HK 48, 685, 887. 90 3.21

% 50 I

1t
7N

62

7
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Automobile Group
Co., Ltd

Yangtze Optical
Fibre and Cable

26 B o 6869 HK 45, 795, 930. 97 3.02
jiont stock limited
company
PetroChina Company
27 o 857 HK 43, 652, 791. 85 2. 88
Limited
China State Ship
28 building Corporat 600150 SH 42,512, 697. 55 2.80
ion
CHINA YUHUA
29 6169 HK 40, 277, 754. 81 2.65
EDUCATION GROUP
Longfor Properties
30 960 HK 35, 387, 737. 34 2.33
Co., Ltd.
Aluminum
31 Corporation Of 2600 HK 34,122, 691. 89 2.25

China Limited

Ty AT LIRSS R A 3t i i A .
2« AU R EXESHRN Bl B Gk M RATREESA ISR, KA
A B RS AN SR LLRSAc B 151, AN REAIRAL 5 9

8.52 R T GHUH I & B ™ 1$FE 2%80ET 20 BRIRR

B 28

SRR NIRRT

BE | ATAKGED EAE | AMBibhew | e A
B EEA5] (%)
Sunny Optical
1 Technology (Group) 2382 HK 166, 497, 736. 54 10. 97
Company Limited
Ping An Insurance
2 (Group) Company Of 2318 HK 154, 576, 555. 79 10. 19
China, Ltd.
China Merchants
3 3968 HK 135, 213, 884. 01 8.91
Bank Co., Ltd.
4 Hsbe Holdings Plc 5 HK 126, 638, 595. 53 8. 35
China Shenhua
5 Energy Company 1088 HK 122, 733, 359. 02 8.09
Limited
6 AAC Technologies 2018 HK 119, 778, 216. 49 7.89

% 51 1

1t
7N

62
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Holdings Inc.

China Unicom (Hong

7 o 762 HK 114, 725, 812. 49 . b6
Kong) Limited
Citic Securities
8 o 6030 HK 111, 097, 287. 74 .32
Company Limited
China Petroleum &
9 Chemical 386 HK 104, 496, 209. 38 .89
Corporation
Hong Kong Exchanges
10 And Clearing 388 HK 103, 304, 990. 44 .81
Limited
11 CNOOC Limited 883 HK 100, 460, 714. 31 .62
Country Garden
12 ) 2007 HK 95, 858, 854. 30 .32
Holdings Co. Ltd.
13 ATA Group Limited 1299 HK 90, 979, 171. 41 .00
Tencent Holdings
14 o 700 HK 84, 129, 109. 72 . b4
Limited
China Overseas Land
15 688 HK 78, 295, 419. 06 . 16
And Investment Ltd.
China Life
16 Insurance Company 2628 HK 76, 059, 799. 00 .01
Limited
Sunac China
17 ) o 1918 HK 75, 649, 639. 17 .99
Holdings Limited
18 FIT HON TENG 6088 HK 73,537,934. 53 .85
China Overseas
19 Property Holdings 2669 HK 67, 306, 339. 55 .44
Limited
China Galaxy
20 Securities 6881 HK 66, 461, 884. 03 . 38
Co., Ltd.
BYD Electronic
21 (International) 285 HK 64, 360, 865. 17 .24
Co., Ltd.
MTR Corporation
22 o 66 HK 61, 133,073. 09 .03
Limited
Haitong Securities
23 6837 HK 60, 283, 013. 15 .97
Co., Ltd.
China Shipbuildin
24 ¢ Industry Compa 601989 SH 52, 745, 564. 19 .48
ny Limited
Guangzhou
25 Automobile Group 2238 HK 47, 853, 925. 14 .15

Co., Ltd

=
=

P

=
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26

Geely Automobile
Holdings Limited

175 HK

46, 355, 986

. 06

3.06

27

PetroChina Company
Limited

857 HK

45, 140, 271.

98

28

Brilliance China
Automotivve

Hoidings Limited

1114 HK

44, 629, 644.

61

29

China
International
Capital
Corporation
Limited

3908 HK

42, 916, 578.

67

30

CHINA YUHUA
EDUCATION GROUP

6169 HK

41, 093, 262.

60

31

China State

Construction

International
Holdings Limited

3311 HK

40, 923, 643.

65

32

Shanghai
Industrial
Holdings Limited

363 HK

39, 870, 438.

82

33

BYD Company Limited

1211 HK

38, 024, 699.

83

34

China
Communications
Construction

Company Limited

1800 HK

35,621, 355.

43

35

Aluminum
Corporation Of
China Limited

2600 HK

34, 829, 969.

51

36

China Resources
Pharmaceutical

Group Limited

3320 HK

34,013, 401.

16

37

China Oilfield

Services Limited

2883 HK

33, 314, 906.

20

38

China State Ship
building Corporat

1on

600150 SH

32, 919, 986.

18

39

Longfor Properties
Co., Ltd.

960 HK

31, 504, 885

10

T Ty A L BRI R A 23t i A .
2 LHMEFE - HWHY LA H. Hl. BRI, KAT NI AT H SR, it
RS (RS R ALRRAZ B ) 3181, AN A RAE 5 T

=
=

3 53 71 3 62 11
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A NRMoT
SENJEAS (A B 3, 046, 395, 349. 55
SEHIRN (RS B 3, 296, 100, 718. 66

T RN JBAS RIS H SN 8945 SRS s 8 O A2 i e A A K i) 3R, AN FE AR SR 2E 5

8.6 IR FIHEHER P RNBFRRAS

I A WA HE A 15

8.7 BIRIZA RWME HEE T 1$F+E LB R/ N EEFF R HT T4 ]
IR 4

I A WA KA 115

8.8 HIRIZA RMME HEE T 1$FE LB R/ EEFF BT 5™
SCHRFUESF L5 4

I AR WA KA 7

8.9 HIRIZA RME SE SR F#ELHI R/ NFFRET LA &
RAT AR i 35 BT B 4

A e A A IR R ST

8. 10 HIRIH A A G E ST #E L FI KN HEFFRIET 22
EHHE Y4

i S AR AR AT L

8.11 BEHAEGIMEMHE

8.11.1 A EE BRI T+ IESR B RAT AR BEE M KAk
TR O EI U A

AT BT+ AAETFARAT EARAIRA I A A IS S A, slAE i 2 ) H T
—ERNRZBIAIETT. ATTHIEE.



A5 A e K 2017 FEAF PR

8112 HREH M+ ZREBHES S RN BN &R EER

OLET UL

ARSI BB IR A4 IR SRR HE R RDARE 1) 8 e JB S

8.11.3 B R FLAt - T8 7= ) J

. NS

E gl

hur/
J

7 PRIE S

76, 718. 29

FISCIE S K

YA

Sz

94, 614. 82

ISR IGEN

221, 047. 31

FoAt MR

iR

Hfh

O [0 || |O1 x| (DN |+~

#it

392, 380. 42

8.11.4 JARFFA 0 4b T 5 B 0w e Befoi 35 DA 40

TEATE G ARG IR AR R AT 5 B K w] 3648 557

8.11.5 JIR AT+ 4 MR P ERER RELH B

T AR SE AR IR AT 44 B 52 FP AN A I 32 PR DL -

§9 HEMFRENER
9. 1 FIREEHBRFA N BEFENEGH

B sfr: A

FrA NG
FAEANFPE | PRIFER GIRGE e MANFETE
(F) L BRI AN L
A AR 7R A A VR d7 B A L 45
Bl (%) (%)
2,862 | 471,512.04 | 1, 318, 965, 890. 63 97.74 | 30, 501, 567. 33 2.26




A5 A e K 2017 FEAF PR

9. 2 MIRESEHARMWNRIFHEZESHIFEMR

i H R MBS (1) LS (%)

FEEHNFTA M R A A S 806, 619. 20 0. 0598

9.3 BIARESEHEARMUARFE LT EAZREHFSERX
[A] FR) 15 L

T3 H FrAEEmPHEERNBEXE i)

KRAT FPEIN G TSGR

\ . 507100
s NFFA AT GRS

AR GRS S S 0

§ 10 FFRAZE S ML D)

B

REEAHAERH (201549 H 30 H) 159, 296, 083, 13
B Gy e
AR W) 2 &0 AL 1, 684, 559, 045. 25
AR W S e 32, 654, 115. 51
P AR B2 4 S B R A 367, 745, 702. 80
ARG ISR AR B (B> B
PL “=7 351D

AR BB R 2 A A 1, 349, 467, 457. 96

§ 11 EXRFMHER
11 1 EERBFEARS R

AR A TE R A B A AR & R

1.2 ZEFEN ZSHEANRNESHERNTHERAFER
zh

AN, FEEE B K AERERANFZL.
2017 £ 8 H, MRIUIES SRR ERAT B A IR AR EHK, PITHEF ., HHFIBR A EER
AR L N ERSS . EIR NERF ORI IE RS A

2 56 71 3£ 62 11

psin




A5 A e K 2017 FEAF PR

1.3 RESEEN. &M, ZE&HEWFHIFR

KAREIIN, T RIEEE NS e EEEE SR,

11. 4 FE BRI HI AR

AR ST P AN < A R SRR R SR

11. 5 AFE ST H TS IRES gL

AR N ATE G AR TN 55 i, AR ST W AR GE s R 2 THIT 55 i CRek
WA #F S 109, 000. 00 7T, % H TR O I TR 55 RSN 3 4

1.6 BEA. FTEEALKREEEN R ZEERLLTIFER

AAREWIN, FESEIN, FEEIEE N EL ST RS ZE B AR Z AT 1R
BAE T .

11. 7 ZE& M HIESR AR 32 5 BT A RAE N
11.71 ZEMFIEFR AR SR uITREBR R A&

SHEA: AR

B ZEALE 5 IS A Z 7 T (AR 4
75 T A TR oy HLGHE e o 24 A 5 b G
FRAE 4t o 4 .
2R BRI
HH AR [E bR 1 4,642,702, 434. 38 73.20% 4, 382, 231. 87 69. 65%
IR 1 695, 837, 574. 91 10. 97% 681, 113. 95 10. 82%
TETRAE 7 1 342, 144, 679. 07 5. 39% 319, 356. 07 5. 08%
Huatai Financial Holdings
- 137, 291, 269. 07 2. 16% 164, 749. 53 2.62%
(Hong Kong) Limited
Goldman Sachs (Asia)L.L
- 137, 121, 389. 20 2. 16% 142, 440. 01 2. 26%
. C
First Shanghai Securiti
- 103, 750, 412. 56 1. 64% 124, 500. 01 1. 98%
es Ltd.
Credit Suisse (Hong Kong) - 42,636, 091. 01 0.67% 229, 096. 58 3. 64%

3 57 71 3k 62 11




A5 A e K 2017 FEAF PR

Limi

ted

China Merchants Secur

ities(HK)Co Ltd

- 175, 746, 175. 87 2. 77% 175, 746. 17

2. 79%

China International C

apit

Kong Securities Limit

ed

al Corporation Hong
- 37, 747, 905. 22 0. 60% 45, 297. 49

0. 72%

BOCT

ed

Securities Limit
- 27,519, 560. 86 0. 43% 27, 519. 58

0. 44%

VE G IC RS PR R P AR b B S 2 O T 58 B UES B R I 422 5 i (8L ) FE A 5% ) it
A GIFMFE4E 72007148 5) M RME, TAFSE THANESA 755 8o &bz
HERRR

A EFEbRUE

1. AFEZEATRIE, WMIPIROANZE RN R 4T

2« AR BABIRITI IR, REIN . AT AR SR R AR AT, AT g &
Yyl AR BT AL T I TR A

3. AF NEEEERINE, AR e A RAE IR R

4. GESLTTTZIOME IS, AR S SR B UHER 15 B BRI SS .

B: MEFRRAE N FIWEFCHRI ] 5E I R IR SS BE LL R L AT AL VR LE, IR VT EL K 4
HEPEREAL

1. MRS H TSN RIS A Al R BHATR S vk BT A ReE BUAT K
B BRI T A R

2« TR RO, FERARUES A A PSR A SR S R B TESE, B U TER

3. BESRBE S 1 S BRI R AR IE SR A Rl SR ALV TS R0, R i DA AR AR R 22
R FRALAE IR 72 42 .




A5 A e K 2017 FEAF PR

11. 7.2 ZEE M AU A T2 5 Lo T AL IR B 5 B A

SHERAL: NIRRT

%542 5 i FR 22 5
T 4T % 5 S
Pz B RE 44 B
R S8 e WA S E
CITIC Securities 5,499, 402. 80 100. 00% - -

International Company

Limited

T RAESR

58, 000, 000. 00

100. 00%

China Merchants

Securities (HK)Co Ltd

Morgan Stanley Asia Limited

Goldman Sachs (Asia)L.L.C

BOCI Securities Limited

CMB International

Securities Limited

T o Hon s R
MRAE T EEN 2 (O% T 58 IR BT I 58 5 JR6 Aor 1) B2 A7 S il R AR @ ) I M ik 2 75 (2007148
5 A RE, WAFGIE 1A IESR 2~ 7 58 5 BT R EER R AR Y -

A: EFEARUE

I AR LEATHE, WSRO E R R 4T

2+ A FL A BER AT TTRE

Wil A il A IR 5

3. AF WERE AT,

HETH A 2k 1B 1) PR R
4. FENL TR HIE BN, fe S PR BHER 15 S BT ITUIRSS .

71, RSN Axtit g e AR gt i R A R M BE T ATk KT

B MEFFUURE 2 mIWETCER 1T I I i i 55 B A BL T L5 T BEAT AL VR L, JFARSEVEEL 145

P AL -

1o RS HIESNE. FEERNESR A R RTHRB AR . B2 B A TR DUoa
KA PR BERIE TR 5 A
2+ WU PR .. EERARIESR A R PR T SR i 2 S VESE,  BOR B0 S HE;

£

59 7T 3t 62 7T




A5 A e K 2017 FEAF PR

3 BEINSEOEM S P R AERIE o T2 ZRARUETR 4 A S P BRI R L R DL K S A B i1

RIER G, SR THR S e 2 2 m.

5

11. 8 HAhERKFEH

VAS

E R T

258 P H

AR
Fa 7 B R TR M B e 2 INA
EARAT PHUHAT I 8 FR W S8 58
R LR S B A~

FEES R EHIESR
. UEFRIAR

2017 %02 A 23 H

P 7 B B AT PR 7] 501 T B
I I 2 < A I W < A BR A 14 2

==

HEES R _LHEIESR
R IEFRIAR

2017406 H 12 H

=

7 B R TR i B e S InA
TEARAT FHUHRAT 2 e H W S e e
WA P PRI S S A~

HEES R _LHEIESS
R IEFRIAR

2017 4 07 A 03 H

7 B R TR i B e S InA
TEARAT I ARAT 2 < R I 2 R AL AR
RIS

HEES R _LHEIESR
R IEFRIAR

2017 4 07 H 04 H

RKEMITEBRK R E RS

WEHEHE R4 2017 4 8 H 23 HE =

F AR ] S5 55 F) 13 B

HERES R RIRIESR
R AEFFIR

2017 408 H 23 H

RKEMTEERKRELE RS

IR 4 2017 £ 8 H 23 HE =

FEOW) L R [ A 80 55 B 8

O EUESER . _BHEEIESR
e UETFIR

2017 408 A 24 H

7 B AT PR A A S0 T T 2
e U B 2 IR BCRAG EITE R 2
Pa o

=]

O EUESE R, _BHEEIESR
e AETRIR

2017 4% 12 A 26 H

Fa 7 B R TR o B g2
I TR AT < P TS B 2

A
=]

PEES R _EHEIESR
e AETFIR

2017 %12 A 29 H

P 7 B R TR #O0 F 4 2 N
it ARAT N _EARAT AN TR AT
SR ILELE S A 1

PEES R _EHEIESR
s AETFIR

2017 %12 A 29 H

10

P 7 B B EAT PR A ) 5% 1w it
N UETFR T HE AN R b L
IR 2~

HERESA R RIEIESR
R AETFIR

2017 4 12 A 30 H

b
=

=

pis:
o
)
=il




A5 A e K 2017 FEAF PR

12. 1 R GBI E— R HERE E S OB BIE R EGET 209K

§ 12 MR ERKNHMERFE

B
S IR oy A R R R S
FRERD
— HLCBIE | .
BRI | | MRSy, iy R L |
g | ol 75 1 . FEBER |y @
= ZO%E':JH?J‘ [‘ﬂ PA VAR PA 0
il
20170101-201
iINA] 1 71931 1, 626, 408, 440. 64 333, 000, 000. 00| 1,293, 408, 440. 64| 95.85
A |- - -
P A

AIEGAAERA RS M 20 EmARFA N, R ERRILLG & T s, EREEHARREUS

B RN AR B B, K2 T BURBIE PSS AN 3 E R B XU o

T B AR £ 2N FE BT A AT B

12. 2 YR EH RRHAERER

T

b



A5 A e K 2017 FEAF PR

§13 REXHEF
13.1 £BEXHH>

Ly A IR 2 HEAE R AL R 05 A s B R IC B IR & RIE TR R B e S
2 (FETs A K RN AC B iR A B R R R e ik & 5 F)D

3. (R AR R HC B R A RESR R R R AT 7))

4. (T B WK R TG BIR & RO PR B 2R 2017 ARAF BEAR ) R

B ARt U A FE R R A I L 45 R 1D % T

13. 2 TRIHCHE &5

BRI 8 H X AR B AR e — BN 5 S B 95 K 31-33 )2

13.3 R H

Wuk: http://www. nffund. com

#
&
p=i
H
&
b=l



