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A0ns

BATAE 6,656,564.68 - - -| 6,656,564.68
SRR 4 239,704.05 - - - 239,704.05
17 R IE 2,705.85 - - - 2,705.85
AL oy 1t 4 Rl -l 4,256,129.60| 41,828,940.00 -| 46,085,069.60
TN IR 45 Rl 7 26,000,000.00 - - -| 26,000,000.00
IV &SIS) - - - 543,820.39 543,820.39
BEr 32,898,974.58| 4,256,129.60| 41,828,940.00|  543,820.39| 79,527,864.57
ki

AT UE 27 K - - - 919,214.54 919,214.54
JREAS 8 [B] 3¢ - - - 217.70 217.70
A N Fik - - - 94,208.53 94,208.53
AR - - - 6,280.57 6,280.57
g % H - - - 20,000.00 20,000.00
Hfit it - - -l 1,039,921.34| 1,039,921.34
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FIRBURESO 32,808,974.58| 4,256,129.60| 41,828,940.00| -496,100.95| 78,487,943.23

tEeE
R ARG KA GBI~ Fe il IS 20 R0E 1 E0 E O H B2 H 2
BT T 03K

6.4.13.4.1.2 |2 XU U 73 A

LA o [ 5 B0 45 A PR ST A | A 1 2018 4F 06 A 30 HA1 2017 4F 12 A 31 H& &%
[ E (BP WMED N B AR

Bt |G Oa IR AL

BATAER S S8 A R DRAIE 28 DL J A7 R 30 0T I BUE R R AR S M i 1% 28 5E
FERIARSRY B, TS AR B AR 24 A0 A B JE KR

X AR H R B B I R R AR R AR Toe)
HH IR IR AZ 2 1 AR ) A R
A 2018 4 06 H 30 H 2017 4F 12 H 31 H
[FRZEGI RSN B he I 18,278.55
TR E I 1A -18,278.55

k-
EERA R RS U M, Seh TAEHAR AR B AR BN, FIFR A G ATRERIAZ BN,
A TRFAT (155 2 FeHME 1AL B X 2 i B 2R IR 520

6.4.13.4.2 SML XK

ARIE G B P B KA AR T, B Te /M RS .

6.4.13.4.3 HAH#E KUK

AR B < BT I P FCAR AN A% XU 32 2 R TS AR XU . TS A XU 2 45 2k < P 5 e TR 78
Wi AB B SR B <5 i B2 K] 63k 117 37 ) R0 AT 28 LA T S 0 s 81 3R AR Sl i 6 A 9 30 ) XU

ARFE G TR TURSRAC S P b i AR AT 8] [V 17 3958 B () B SR A s 2 e T e P e KT 3 A 4%
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JRUSE H P RF A 0 et TR A SUHE OE
A il I BB G 1 B AR T S A% S, I AR e RN R AR S e i 5 AT (RIE S
ks S A

6.4.13.4.3.1 HAhH A% X i O
GRRA: ARG
AR EEER
2018 4206 A 30 H 2017412 A 31 H
T H
BRI | ey | AP | i

AT oy MR R R P —— AR BT 16,600,228.40 20.31
G VSR BT P —— S R
AL oy M R 3 P —— i 7 % B2 47,029,791.60 57.53| 46,085,069.60 58.72
G VEE R P —— S e R R
AR R BT P —— B Bt
Hofth
#it 63,630,020.00 77.83|  46,085,069.60 58.72

TE:

AFE R RAEGHI T BTGBy : BERT™ GG T LBy 40%—60%, FiF5™ b e i)
PRI ELI0 35%—55%, AUIEAEIE 3 G 517 1FE 1 3%, Blasiad 215 H A —F LA FBUF 7 MK
T T HER 5%

IE A B U LS Fo v e e R A i A, SRS B NAE AT IE MR, T DAR )

e

LY

AT

9>¢
H

6.4.13.4.3.2 FoAb i RS I BUR A 2 AT

AT G (KT S R XU B TR T K R Gtk XU, B A5 3 e B B2 & P ISR IR BE 1) DL
ES (53PS

i
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LA 3t R, BRI AR AR Sy, Ao R < B 19 B ) ARG AR B IR AN AR

X AR R H R B A I R R S R AR ToT)
T ORI AE 2 1) A ) Ak AR
e 2018 4 06 H 30 H 2017 4F 12 H 31 H
PR 300 TR LK 5% 882,191.33 -
VR 300 FRECT 2k 5% -882,191.33 -

T

AFk i B NIE HI B AR —— 507 5 A T S0 A S e K T s ks R g AT o . RNt
RS BURPE AT, ek T AR H A AR AR RIE T, IR TG s KA S B. ATREMALS)
I, K0k G B AL AR

6.4.13.4.4 R F R YHE 15 B B XU

RESAE (VaR) & SGfe: EHIER RS T, 8% BUERH &R Rk, A
WUl te, E—EMEAT (CBERE T, E—SRh 7 SUES5 4 A W E 1E R R E N N 1 ek
ArRedi . FHARXERA: Prob (AP>VaR) =1-a 8¢ Prob (AP<VaR) =a,

Horh Prob #oR: FEPEMMEAR N T AT REAR R LIRS AP R JE— &M =1 — @ FrA M At
M ERURE: VAR RoR: 4EBEKT o FRERNME, BRIk LR o h: SEMEGEK
Fo

TE 99%[K) ELAZ 7K T SR IR A (I A B L IR
‘ PLo1 F 01 HEE 5™ 7k H kR i3 5 H 9 580
R TN ] A 2 82 1) 55 77 AH 5 () S R AR FE AN AR
A 4 v I R A i 3 IR M IE 2 20 AT
MM AHAAR bR
AW 2018 £ 06 H 30 H 2017 4E 12 A 31 H
&t 315,481.16
TE:

EaR TR TAE 9% BEKT T, PRI KR H ST iR H s — NS H N
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HI T T 3 A% AU i 3 B B R AE A K

6.4.14 7 By T EARAI 5347 22 VR R T E UL I I AT I

6.4.14.1 A &

6.4.14.1.1 ALAA RMETH RGBT A

AREAZ SO E B I A b P R G057 R B ARAT AR AT S TR RES . RIBGR I LA
FeHob SRt ft, HRBARBIRAK, AR E SKEHE R

6.4.14.1.2 A RMETTER GBI TR

6.4.14.12.1 HFEREMTHA RHHE

T 2018 4 06 H 30 H, AFLFA K LA M E THE HIARZ) TN 245 55 (0 4 b TR 8 758
—JZRIRF N R T 47,029,791.60 76, J& T3 2R REN AR T 16,600,228.40 76, JoJE T3 =
IR AR

6.4.14.1.2.2 A SUHHMEFT B B X IR B B R 3y

M TAUERAC G fr B R, A I E R RIS, ZHAER. SR TAEATFRATEREM, &
FEL o5 T 15 W H 2 5 IR TS IR H I A) . 32 5 A T R S ) % PR 0 I A K AR D i S 48 1 24 Fe A 4
AR FEARHE Ak 8 5 rp R 3 2 Fe i TR AT 5 LA S S B T ) B A2
U, T ARSI ZE A SO B R 55— JZ R =2 e ARTE GBI N LIRS AR e e b TR 2
S A R ) e B 5

6.4.14.1.2.3 FE=ZR XA M ERBAN A HIZ3) S5

KRB FFA I LA A E TH 5 B AR TN 2 45 3 10 4k B AR DUSE = 2 A su i i

e

6.4.14.2 AR EHIR

WERF R, AHEET0 7 B R I
6.4.14.3 HABE IR

WER AR, AL T0 7R 1 H AR F I
6.4.14.4 W 4R R L HE

KIS FCT 2018 4 08 H 24 HAAFE G IS AMHE.
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§7 BRHAEHE

71 WIREEHETHEHEL

SR ARt

s A &/ (o) HESREFREE (%)
1 [ R R 16,600,228.40 20.26
Horre SR 16,600,228.40 20.26
2 | EEH®E - -
30 |BE R I BE 47,029,791.60 57.39
Hr: fiigz 47,029,791.60 57.39
BE RIS - -
4 | REBEE - -
5 |ERhfTA R - -
6 | ENIRE LR 13,000,000.00 15.87
FHorre S = 9000 1) S NG B 4 R % 7 - _
7 |BATEERRGS A AT 3,922,389.18 4.79
8 | HAth T B 1,388,448.44 1.69
9 |AIF 81,940,857.62 100.00

7.2 MEHIREATL KRB EREAS
721 REPRBATI D RMBARERRAS

SEEA: AR

vz AT 5) ARME GB) hEE TR E S (%)
A [ MRS H ol 472,938.00 0.58
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B Rk 140,866.00 0.17
C |l 12,456,666.00 15.24
D W) # . AR SOKAE A AR 555,218.00 0.68
E [&H - .
F [#EMEE 342,390.00 0.42

G |Zdish. EAHEEOL - -

H |{EmE eyl - .

I [MEEAEH. BARAE BB RS L 663,547.00 0.81
I | &Rl ,
K |k 956,499.00 1.17
L[S RO 55 55l 324,543.00 0.40

M | BEEABE ORISR R 55 - -

N /KR PREEAN A FL it #E 165,767.00 0.20

O |JERMS. BEAHALMRS L - -

P |HFE - -

Q | IPAEAKESTE - -

R | Xth. KRB RIER 521,794.40 0.64
S |%& -
&it 16,600,228.40 20.31

7.2.2 EMAREAT L RIBBER R RER T A S

ARSI AR IR R R M OB B BT (52

7.3 BRI FME o B T 7 HE LB R INEE R K T R BB B A
GEURAL: AR TS
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S | BEAR iR #HE B ARME o) | HEESEFSAEIE] (%)
1 300476 JHE 2R 12,200 187,880.00 0.23
2 300365 THAERHL 9,100 187,733.00 0.23
3 000650 = RIZ5l 29,300 186,348.00 0.23
4 600213 WARERE 21,300 182,541.00 0.22
5 300113 IEESEs 10,300 179,323.00 0.22
6 002050 —AER 9,300 175,305.00 0.21
7 000546 & [ By 13,100 175,147.00 0.21
8 600271 FRAE B 6,900 174,363.00 0.21
9 002242 JUBH Ay 9,800 173,362.00 0.21
10 000678 58 [ il 7K 30,300 172,710.00 0.21
11 000848 AR R 16,300 172,617.00 0.21
12 300320 e &y 32,300 172,159.00 0.21
13 002507 TR 6,700 172,056.00 0.21
14 002117 IRUEI Ay 11,600 172,028.00 0.21
15 300408 = EH 7,300 171,550.00 0.21
16 002343 ORI 9,120 171,182.40 0.21
17 002127 e A FEL 18,100 169,959.00 0.21
18 300497 B 4,400 169,136.00 0.21
19 300470 H AL 3 3,600 169,092.00 0.21
20 002203 M) 20,860 168,966.00 0.21
21 300406 LAY 11,700 168,480.00 0.21
22 002003 (illiialis 19,700 166,859.00 0.20
23 000789 JEH 15,200 166,288.00 0.20
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24 000718 TR T IRER 45,300 166,251.00 0.20
25 300070 KR 11,900 165,767.00 0.20
26 603866 Bk 2= T £ 2,900 165,706.00 0.20
27 600426 HEfE T 9,400 165,346.00 0.20
28 601877 IEZRHLZS 7,400 165,168.00 0.20
29 002680 KAEY) 7,400 164,946.00 0.20
30 300207 JRHE 15 18,300 164,883.00 0.20
31 600518 RS2 7,200 164,736.00 0.20
32 002085 PAEE ) 17,500 164,500.00 0.20
33 600708 b B 38,200 164,260.00 0.20
34 600663 i 5 W 10,400 164,216.00 0.20
35 300124 AR 5,000 164,100.00 0.20
36 600566 AlEzsN4 3,400 163,846.00 0.20
37 000895 ML & 6,200 163,742.00 0.20
38 002677 MICSUN 9,400 163,560.00 0.20
39 300426 JEFE AL 13,200 163,020.00 0.20
40 600486 AT 2,900 162,197.00 0.20
41 300482 JIFEY) 2,300 161,000.00 0.20
42 002327 & L 14,800 160,432.00 0.20
43 600598 K% 17,500 160,300.00 0.20
44 002440 ] £ By 13,700 160,153.00 0.20
45 000596 d DT 1,800 159,804.00 0.20
46 300167 it IR 28,100 159,327.00 0.19
47 002311 R 7,500 158,250.00 0.19
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48 300294 A 5,100 158,049.00 0.19
49 603198 pUIk A} 8,600 157,982.00 0.19
50 601155 A 5,100 157,947.00 0.19
51 002146 SRR R 18,000 157,140.00 0.19
52 600236 FE e L 7) 27,400 156,454.00 0.19
53 601888 Hh [ [ iR 2,400 154,584.00 0.19
54 000910 KIEXR 9,100 153,790.00 0.19
55 002202 GBS 12,100 152,944.00 0.19
56 002054 AT 30,000 152,400.00 0.19
57 002703 AR IERE 30,600 151,470.00 0.19
58 002231 BRYEH (S 25,900 150,738.00 0.18
59 600281 KA 40,500 149,445.00 0.18
60 000593 KIBAA 28,800 149,184.00 0.18
61 001979 H e 7,700 146,685.00 0.18
62 002084 NEAICTE 30,800 146,608.00 0.18
63 002330 73] 3y 27,500 146,025.00 0.18
64 002593 H _E&H 43,200 146,016.00 0.18
65 000622 E Sl 45,100 145,673.00 0.18
66 300092 BEBTHL 23,100 145,530.00 0.18
67 002708 pueediiais 28,200 144,948.00 0.18
68 300210 AR i 33,700 144,910.00 0.18
69 002667 LG a iy 23,600 144,904.00 0.18
70 603023 gk e A 25,100 144,827.00 0.18
71 002347 TIR 36,800 144,624.00 0.18
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72 601999 HH R AR 4 26,000 144,300.00 0.18
73 300022 5 WAL 37,600 144,008.00 0.18
74 000570 TR SR A 34,200 143,982.00 0.18
75 002291 i AN 30,100 143,878.00 0.18
76 002490 7R 38 34,300 143,374.00 0.18
77 002513 WAL 21,200 142,888.00 0.17
78 000786 J6Br et 7,700 142,681.00 0.17
79 600746 LR 24,900 141,930.00 0.17
80 300218 eillivais 20,900 141,911.00 0.17
81 600714 EaTTL AN 4 20,900 140,866.00 0.17
82 600302 Bt i 1 32,800 140,712.00 0.17
83 300106 PEEBAHOIY. 26,400 140,448.00 0.17
84 300062 HRE LS 26,700 139,908.00 0.17
85 600505 P E 30,400 139,840.00 0.17
86 000698 CRHAL T 32,500 139,100.00 0.17
87 603011 HHCERE 26,000 139,100.00 0.17
88 300591 AL 20,250 138,510.00 0.17
89 300163 A 40,400 137,764.00 0.17
90 002209 kR 19,000 137,560.00 0.17
91 300419 HEFERH 21,200 137,164.00 0.17
92 600860 A 28,300 136,972.00 0.17
93 600819 i EE 35,300 136,258.00 0.17
94 300155 YIEE 28,200 134,232.00 0.16
95 002304 PR A 1,000 131,600.00 0.16
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96 002727 — i 4,000 129,800.00 0.16
97 002634 A A 30,600 127,296.00 0.16
98 300265 liipata sl 22,700 125,304.00 0.15
99 300126 BAT Ay 23,800 116,382.00 0.14
100 300154 Fii & I Ay 22,000 112,200.00 0.14
101 000798 HK Il 17,400 111,534.00 0.14
102 300439 ERED 5,100 110,160.00 0.13
103 600644 il 23,600 109,740.00 0.13
104 600487 il 4,620 101,871.00 0.12
105 002105 15 W fa 18,300 82,716.00 0.10
106 300387 & Iy 11,700 77,571.00 0.09
107 600243 HGHE 13,200 72,468.00 0.09
108 300211 {CIERHE 13,000 69,680.00 0.09
109 600306 *ST Rk 10,600 68,582.00 0.08
110 300341 Z7 18 B 12,300 68,511.00 0.08
111 300234 VARAS: X %] 10,700 66,126.00 0.08
112 300481 T PH B R 5,400 63,882.00 0.08
113 600359 FrAIT K 13,600 60,656.00 0.07
114 002071 KA 7,900 43,292.00 0.05

7.4 WMEHABRERRHAEGHE RS
7.4.1 BiFRNEHGE H BRI £ B2 13 {E 2%80 AT 20 42 B EE A 40
SHEAL: AR

F5 | BEAD B R AR AR SEAN S YIRS R E B (%)
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1 600958 RITUES 1,087,354.00 1.39
2 600999 AR UESF 1,086,484.00 1.38
3 600837 MBS 1,086,376.00 1.38
4 601377 A AT 1,086,338.00 1.38
5 000750 FE M IE 7 1,086,132.05 1.38
6 600909 kg7 1,085,821.00 1.38
7 000166 G R 1,085,561.10 1.38
8 601375 W FEAES 1,085,518.00 1.38
9 601881 Hh 3R] 1,085,438.00 1.38
10 000783 KITUESF 1,085,336.00 1.38
11 601788 HKIES: 1,085,225.00 1.38
12 000728 Tk 7 1,084,975.80 1.38
13 601198 HRIGIEH 1,084,918.00 1.38
14 600109 4 Uk 5 1,084,892.00 1.38
15 002500 Ll P AIE 25 1,084,718.00 1.38
16 601099 KAV 1,084,450.00 1.38
17 601688 HFRIESF 1,084,368.00 1.38
18 600369 PG e IE S 1,084,210.00 1.38
19 600030 HEIES 1,083,966.00 1.38
20 601901 5 IEIES 1,083,702.00 1.38
EE

AT KNG LI GRS H ) H, AHEMRI .

7.4.2 RiHSEH SHUE AR S B 3HE 2980T 20 4 HIBEE A
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S | BREAR i FE 2 R K RZHEM SRR EH P RE S (%)
1 002797 e N4 1,146,273.00 1.46
2 601688 HETRUE S 1,125,665.00 1.43
3 000776 I RAES 1,125,241.00 1.43
4 600999 IS 1,117,266.43 1.42
5 600030 S UESF 1,115,292.00 1.42
6 002736 FEEUFE 5 1,114,146.00 1.42
7 600369 PH R UES 1,109,501.00 1.41
8 601878 Wi iE S 1,106,766.70 1.41
9 601099 KFF 1,106,722.00 1.41
10 600909 GRS 1,102,704.00 1.40
11 601881 S RESEERS] 1,101,897.00 1.40
12 601375 W RS 1,101,309.00 1.40
13 000750 FEgIE S 1,099,274.00 1.40
14 601211 E=H %% 1,098,134.84 1.40
15 600958 RITUESF 1,096,502.00 1.40
16 600109 Bl 4 E 7 1,096,148.00 1.40
17 601108 o @ IE 25 1,092,323.00 1.39
18 601555 RRIUESF 1,091,368.00 1.39
19 600837 ISR 1,090,850.00 1.39
20 000783 KATIES 1,087,162.00 1.39
EE

AT MG 2RI A AR USRS HR) H51, B EMRI .

7.4.3 TNJBEER ) A S B0 2 S HH P R TN B
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Az NRMoT

ENBRRA (R B

48,666,152.36

FHBRERA O3 B8

32,844,404.57

T

AT “SFNPER B RA S« T B RN #9345 S RS e A (RS A afe LRSS K ) 3R
B, AFEFEMRIL S .

75 JIREGSF RS RN GFREAS

EREAL: ARt

s 7 i o ARME HEE T EELE (%)

1 [Exf6ig 42,010,791.60 51.39

2 | RATER

3 | &RfiE 5,019,000.00 6.14
Horr: BUR ISR 6T 5,019,000.00 6.14

4 | kg

5 Aol R

6 | IR

7| (AT

8 [FEDLAE

9 | HAth

10 |&it 47,029,791.60 57.53

7.6 FARIZEA SOME o 2 S R A LB DR /INHE R R AT LA R R 1R A 4
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5 | BFENE R BE K AferE HEER A (%)

010303 03 [Efii (3) 396,210 39,288,183.60 48.06
2 018005 EJF 1701 50,000 5,019,000.00 6.14
3 010107 21 Efit (7 26,640 2,722,608.00 3.33

7.7 FARIZ A SOME o H S T BB KN B BT B SCRAE SR 3 I 4

2

ARSI G AR AR R BB 027 SCRHIE SR

A

7.8 REHIRIEA RrE G E ST E IR ORT LA St R IR B4

AT AR IR R AL 5t

7.9 JARIL A RE oS B = A L RN R R AT T 42 LI 3 B 4

ARFE AR AR AR BB AL o

7.10 M EFHIRAE SR HIRIR I3 5 B 0 i 9
7.10.1 HEFIRAE SRR KBARHRF MBS HH
AT AR IR BB BRI B2 o

7.10.2 AESH BRI B KB BUR

AT AR IR BB AR A 2

711 REFIARA TS HH K BRI 535 1 L i 3
7.11.1 A E U B BUOR

AT AR IR BB T B2

7.11.2 1R 5 AR A 2 G BB B Y B HF 45 2 B 40

A G AR A SIRAR R [ 5 2
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7.11.3 A HA E AR 9 08 $ B

ARSI AR IR BB 5 1 02

7.12 B R A EWMEME

7.12.10 ARG B R RET T RIS RRAT EASA IR E NI L REE, RERE R 0 —
FERRZFATER. LTRHE.

1. KT EHA (000678) fRIALTIYLHA

PR o B i 0 85 2 ) B K T, R AR VE R AT HARER B, b RO e B R AL R R T
2017-07-04 Ak AHIIE LS Tt B EIR R AL 73 TRoE

FESEENMEHREHAMT:

(1) BBRAART . TS B IARE A 7 S B EA T SR AT SO AT IR I, AR M8, A7k
i A

(2) BRI SRIRAE 5y R Je b JEAT o R PP RIS S B 55 00, 12 ER R T 2017 42 07 A
&R & DS R NIERS PASHIE NIV 4 S iR S SN2 LRSI o e S S e YA i & 2

7.12.2 EERFHIA+ L BRFREEHEE S FPE KL EE.

7.12.3 AR FHAl & B =4 PR

phz: ARG
5 £ &M
1 A RAE 36,216.17
2 JSEWACHE 23975 K 972,222.99
30| RUURA
4 IS, 367,350.34
5 IV GUAEN 12,658.94
6 | HARIGK
7 | RS
8 At
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9 & 1,388,448.44

7.12.4 IRFFH KIAE T3 B o] #5557 B 40

AR AR A AR R 35 A T B R T R 4 557

7.12.5 IR AT 4 R T A7 FE Uil SRR 1 L A 4 B

AR AR A AR AT+ 4 B AN AR A 52 IR L

7.12.6 BB ARG ER A TR I

PRI IR, B A o B2 S S el R A R 2
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88 EEeMTFANER

8.1 WIREESHFRFANHEIFENGH

T Etse L. A

R NG
AN | PHEAKNE ; N
O e BB MABEH
FH O H i BB EL FH G i BB EL
374 207,222.12 | 69,726,956.81 89.97% 7,774,114.42 10.03%

8.2 WIREESEEAMMUARFFEFEEHIHL

i H FHEAHEE (D g S BB

S E NP ML AR A RS 1,230,026.94 1.59%

8.3 MIRESEEAKNMLARFFE AT HAZSHH S EXEEL

5H FEESHFCSENSEXE i)

AANTEREH N R SR E 7
PR IF IR

A

S

50~100

ARG HEEHFFFE AT RS 10~50
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89 JHAE &M HALS)

B fy

HEESFEAME (2017 4 11 A 14 H) FEE 05 R

200,112,777.30

ARH A B AR 3 4 4 A A 77,058,705.29
AH A HH I 4 e HR A 590,932.13
Wl ASH S HHFE G U [B] 43 A0 148,566.19

At 2 e AR B A

AR A SR e 47y BT

77,501,071.23
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§10 ERFEHE R

10.1 EE&HFRFAE AR SR
AN, ARERBTREMHIFAEAKRNE.

102 HEEEAN. ELSEEANENESTEHTNERATLS)
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