W SHEHER N —F R BT BUR & 2R
BH S 2018 5 3 FEME

2018429 A 30 H

HEFHN: BEESEEERAT
HEESTEAN: HEIHRITROERAT
WEEHEHEA: 2018410 A 26 H



FE S EALE IR A 2018 AR5R 3 R IR

HERR

B S TN S SRR ARG T PR AN E R B 8 3 3 MR IR B KB,
FEXF FL N B FCSEE L AR I N 58 BE M AR AEAN Sl B AT

HEEFE Nh E TRRAT RO AR A AR AR S A FME, T 2018 410 4 23 HEMK T A
Wity oI S54RI . PRI H ARG EANE, ERNENEERRICHE. RIS
b2 N ¢

SN LS R St R B RS RS Y, (A RIE RS — e R
S M A BOEARFIARRI . BTG AR, BT TEAE 3T e S Al LA T2 ] 152 A B
SFESEUA .

A JA R I 55 R R 22 ER 1T

AHERIE 2018 4 7 H 1 HZZE 2018 4F 9 H 30 H k.

§2 EE&F RN

BT SR E IR A
R4 F 005167
Y (e LTI R
BEEaFAMH 201841 H 19 H
i W R I 4 10 B 300 1,330, 827, 112. 31 {4
ARGl BRI AN E B IR IR AR A T SRS, fE™
S’ SARER 7 I PEHI T A KBS I RTHR T, B SR BT = i E I AR (1

Lo B PAUIER UR SN AT Gl S BRER T I 284k, IRYE R
MAFHBATES . EMATFEERAZN . IEF T IR E
BRIz G DLSE R R IR AT TT,  FIBHIE SR 37 1R R a9
SEITIRGL . AFPHETERM AR NE T, ZRE PRI &K B
YRS A B 7K T o E 78 AR FRD 22 TR 385 4 Wi A S gs 20 B R At L
KBNS, Ei LEkbrBob, @ i e K 5
FoE L], T NAT R, & PR 2 2 5 i B B
JIRSEIHE G0 P ARG e MR, T RAde s Al T IR
OUF ZE e B BRI R K 20 JTIOIR s Sems . JT s,
KIS R R A G E, TR N e e, £l
SPARSE A R BB IR B SR LB RIS R, RE I A E
HAEWRE AT, BB an I XS, 723 2 4 & i s)
PERR SRR, RN S E RSN .

=
)
=
o

S WA e BB FERUR S 2 X T0%+HIE 500 FEElk 2 %
A 235 L B i e ':51;00/ 1= B fafulleai % bt W RR
0o

RS A B 5 I AR ETIE RIS, NSl ThiriEeS

% 20t k1210




FE S EALE IR A 2018 AR5R 3 R IR

e, RTBEERES, BTPhaRE. hEiliai

o
HEEHA A E AR AR
HEFEN [ TRARAT B A PR A w

§ 3 EEMFEIRNESFHERI

3.1 EEMEHER

A AR

TG

B LRI

WA (2018 4E 7 H 1 H - 201849 A 30 H)

L A eI i

-11, 573, 862. 16

2. AAH

—323, 643. 83

3. MR- Ha1 3k - AR ST A1)

-0. 0002

4 R B IHE

1, 300, 362, 986. 74

5. IR A0 B

0.9771

e (D AW C It e R S AIAL BN . BBtia . HARIRN (ONE 2 e (EA25)

Woeat) FHBRAHR B G AR AR A 0 L SEE a I EAIY 24 Sepir A2 sh Ui s

(2)

o e A L N ORI SR AN A Gl B R T S I AN A D E R MR &t N S (o Y}

I
3.2 BE&HRERI
3.2.1 A EHESHHREN KR REL SIS LB R 8 L
NZ5gaan
HEEK
FEIE KR Wbt | FE ikl a
B Bt FAREZE O—® @—®
® RO | FhnfEzE
@)
@
HE=4H -0. 03% 0.19% -1.67% 0. 38% 1. 64% -0. 19%

3.2.2 HESEFEMURES RTHFEM KRR RS RSB E R
REZHI LA

#




FE S EALE IR A 2018 AR5R 3 R IR

#Eﬁ#lﬁﬁﬁﬂ%ﬁﬁ#ﬁﬂ%ﬁﬂf%%ﬁwﬁiﬁﬁﬁ$MH£E%

2.00% :
fl
L
w 1.00% Jljﬂ \
I AT A
& 0.00%{/~) eh ’ AN\
ml; |L'1 /-""“ "ﬂ. s J\V g ~'I!\ |ﬁ| n -"l.ﬂ\—l i I.“'. \
£ -1.00% - g VA \on:d
= a : ) 5%
i -2.00% N Wi AN
oo | L -
/ / \! \w/
: -3.00% \ wﬂ ﬂ \
V% i
%4%% ¥ \ r
i “\JlllM
-5.00%
a = = I o ﬁ 5 B 2 g By s & = = g B b 5= By
— ' ! faa] uw o wh b [ [ == o o o
S 2 % 2§ 2§ F882 488 :I§88GE¢% %

B i S B A SR 5 00 R VLI R (R L S S AT 2 5 (1 [ S AR 550 EL I
(2018 4F 1 H 19 HZ 2018 £ 9 H 30 H)

I ARG EFANH 2018 4 1 7 19 HEMREWIRARN 1 4F. 36 FATH Y

BHZE, AEEEEEEFERHE6 NMANNEEH, & OISR AL G % T 5 L]
FrEftediE (B2 () REHEREM (0D HBBRED K R45E.

§4 BHEAMRE

4.1 BG2H (RESLIE/PH) FH

3 4 TR L%
" " EARES MR IR | W2 Mol LR -

FEIREN | BEA R
BTG

BT PR 7] gz
TREWFFC O
PR TR
NP AL
TS EL

PR AR

AF4. FELAg .
XS SR j\
TS A pLi o
EREWRA. | 20184E1 A

P - 12 . 2013
W maminaier | 190 | F WBE
AR W 12 NGS5
v g A AT TR A
s SR AL s,
B & B 422 8 AR B A
.
TiE. M4, B
34 Il

#
N
=i
H
)
=



FE S EALE IR A 2018 AR5R 3 R IR

ARG, SR
CEV RN
B SN 5 E ]
fidF. FSEFm
15 I
SR G
SR HIRE
T ERAIRATT
LW IR A
IS INRER A

2 PR,

2004 4£ 5 Ahm
NFh S G
ARAF, ER
CIEZ0 5

SN E 2018 46 1 H TAE, 2005 4F
pan BE 3 SEHR % 14 4 FFUE M A A
RENRS. B FTAE, WiEfE
S U P 4 KAETE 5
Wi A R R
ST R il . KRgH
E. ESEAE BhEE. MULRHEBE
R e, i e e 7S il
SIS S 5 IR
B SIS EC
IRA. B
R IR A3
z3i]
A, Forfa
EU R 5
SRR 3 X .
2 G AE R B AR
&) _/IIE. L
%g g A R ] 5
UF s i iRz
o 4oV bl 54
(LOF) . B B EE Y
%M%%%F# PR F
g o [ 2 4 T A
RONILT R 2 A s
WM EIRE. B S e
| wmRsRS. | 20184E 1 H PR R
7k SRS 154 | 455,
L SRE 19 H
e AT o A 2013 #£ 11 A
FE S IR IR G R
SR . Nz e EH
FeSLHEAIRE N
N N =i,
O R A N
- " I 2 i 2 b 25 s
B R o ]
F SR AR L TR - -

DR
SRIRG . BESEAT
EHRRE .
KRR T 5
KRA TR

Mo LA
4, BAHEEN
NAzgi e

#
=

pzz

b=l




FE S EALE IR A 2018 AR5R 3 R IR

S A A E ]
R ea

e (D HEELBXGR. PREERDWRIEAR GRS ERERZH, EeLBXITLE
AR ARMEH REF AT ZH (20 UEZFANLIE SCGEMAT I 2 GIEZRL AL 51 5%
WAEFINED) BIAHRHLE -

4.2 BEANREHANESBI/EENTE BRI

AN, ARIESEHNHENE T GEFE)  QEFRRIESE) KSR EM.
G R — WP HOR & RIS SR R &R & A ) MEAM R EE R E, &F
PRSEAE B S B A RIS P B B, AR AR S R (B RE b, DR S EiEEa A
VORI . A SIa R BT & A BRI & & R EMZE, TCIE R0 DT
A AR 7 K47 A -

4.3 A PR EERHHA

4.3.1 AP 5 B HAT IR I

RAEWI, EEE AR RATIEIS & GEH R SR A A A T2 S S L)
AR WAL G, SR GHA RIS B RS, FFEFBRREELE . BE
SERVURISE M B pe 07 T A AP IR ST 535 50 5 Ve BBl 70 4% 2588 5 [ 148 5 AT 48
PR ITRR R RSB O, WA T A 5 SR M SEBL; i 1T ARG A T #4575
AT H R, A TR T B A R 4L

4.3.2 REXHITARETHRH

WEHIN, ARENARRAESEZG AT NS F, FH XI5 B i 5
AL by & IES 2 H SR 5%, &ih 5 R, BINIE FHE BRI ERE, 5
HAMA &R AR S, AL S 5EAT N -

4. 4 RE WA SBH RIS ES T

WA, S S B AR, IR E A ASEYE, 1 [ A S AT R AR WSS, T A
NAN 6 A5 Bl A, FHASANRERA. FERESAY, FHXE T, ASNIE K
DT BERE IR AR . 7 7 )i E 55 B 55 2 WORIBUA JR 23U A 1 9815 1
AT A A SRR, BT BRI OR R BOE R, [RI JAT thadt b RUES)
PEEPETEM, WRATH R e m4ERF IR . 8-9 A, (RS HBERAWH G EBCIA BT, 1
BUBCRIKEE R ST, B A T AR TG 5 44T DABCHERE DA e 255 . = RBURE LT a1,

2 oem Jto12m



FE S EALE IR A 2018 AR5R 3 R IR

IFHIGRBUR R W “Aanbl. faeih. RRAhS . RRAhst. RRiBE. RRTUR” BT,

fiEm: 7 A% TREmMENR, R RIEBEN L, 3-5 ARG =54 A FH itk
Bl 7 A N RBCREE RIS G, BT e A A5 RS AT A e, e IR S5 2 A5
FIZERFEL IS4 (H 8 H2)a, ZENGMITMRARIICRL ) 7 fiftss Lot MBI,
R OME IR A AR I Eh 25 AT S 0m, (oo R i tH L 3 . BAAORE, =3
FEAE I BT TAIARGE, Al T, K [ 6l % AT 10-20bp,  AhKdin et it 47 2-
5bp, 3 4EPYELRN AT 30-100bp, RS (5 IR 22 K0 R4 .

BT 2 ENTEERT, =FEBEETIHELS | —FE ORI, RN il gt
B ESE, BRE KRR TR, RS RN S L i@, SR
CAFFSE, TR R, BGRAIMERE B K. — 5T, B BUY = R AT E
HMTHREOLT, BORMBLAPR AR, FRMErtt mEBCRABRK M BB S G, AR T e
RS FR VR B A Al g AR 5, RIS, FESW T BUR TSI B, B BT LAE — R 51 ATAT I
SRIEMN, SRS TR SRSV R R, KM 2038 BEAR T KT st . 048 [ PR IA 52 4 )
AFITE N Z G R R J5 R348, 52 5 BRI R0 SE I5CAg I D0 S T, B30 3 6 B P A (1 [ 22 4
LB EVEEORBE— D3R, RAFAF ORI R R

R HIN AR SRS E, IR BB A R BA IR SRR TR O o B, AR K
BialE. SR, el kS 2 AER 20 B RAE, AU RSB E A AN, [R5 Bk A T AN
WEMER IR, A BRI AR AT, BB Bl & . FEWR i ™, A%k
ARAERARILTT R, AR AR AN ot 2 [RIREAT P SRS DAAEXS Bl SR v T, BB ERF A
W PR R FEILS SRR R H .

4.5 MEHNE S A SR
BEARR G WIRA I SO BUFHED 0. 9771 J8; AR S HIZE & M BAHE R K5 05-0. 03%, b
GBI HE N 28 3 -1, 6T%.

4.6 MEHAZE ST ABREST = HETE A
.

§5 WHEAEWHE

5.1 MEPRESH=HEEM

Fs i H EH Ot ) RSB BRI (%)

1 R Ay 183, 625, 510. 92 11.49

#o77 4E 1270



FE S EALE IR A 2018 AR5R 3 R IR

Hre SR 183, 625, 510. 92 11. 49
2 FEEH T - -
3 I 5 WL s $E % 1,377,128, 816. 70 86. 16
Hrb: figF 1,377,128, 816. 70 86. 16
BE IR
s _ _
Ditd L iy - -
SRATA SR - -
SN IR 4 il 7= - -
Hodpe 2
(1 S N IR 5 4 i % - -
Fz
7 AT RS 5,642, 175. 63 0. 35
(NEA=a7) e '
HAh Bt = 32,015, 924. 74 2. 00
&t 1,598, 412, 427. 99 100. 00
5.2 MEBRETUAIRURERRAE
e AT ARME o) o B 4 P v E LA (%)
A g RS B ol 2,316, 150. 00 0.18
B KA 6, 948, 008. 20 0.53
C izl 102, 990, 197. 15 7.92
D 03 B0, BT 4,512, 502. 00 0.35
Je KA R R U :
E jeissn 3, 296, 672. 60 0. 25
F LR AEE 14, 419, 141. 00 1.11
ZiEisH . GG
G —_ 5, 350, 123. 00 0. 41
H T Aol - -
I R AR 14, 553, 552. 41 1.12
Eloss % i &4 U e :
J Gl 4,308, 635. 00 0.33
K S bl 13, 662, 313. 36 1. 05
L FH G AN 55 R 25 4,235, 317. 20 0.33
’ BEEER AL A AR B B
Al
KA BT A L
N Gt 4, 454, 060. 00 0. 34
0 R RS BRI ) )
Fopt R 55l
p BE - -
Q PR S TAE - -
Ak R E R R
R W 2,578, 839. 00 0. 20
8T 3k 127




FE S EALE IR A 2018 AR5R 3 R IR

S ey - -
it 183, 625, 510. 92 14. 12
5.3 MEBIRIEA RNE G ES T HE L F R/ NMEF R8RSR T A
DYR S

R | BRI | REAR | %R O ARt GO é’ﬁ;ff “)%
1 600426 | FEIETH 238, 700 4, 108, 027. 00 0. 32
2 002176 | YLAFHLHL 500, 100 3, 740, 748. 00 0. 29
3 002426 | MEFIKEE 1,161, 400 3, 716, 480. 00 0. 29
4 600056 | "EEEZ 217, 000 3, 649, 940. 00 0. 28
5 601958 | wHEA 520, 700 3, 290, 824. 00 0. 25
6 000553 | ¥EEEA 256, 628 3, 264, 308. 16 0. 25
7 600332 Hz il 89, 100 3, 261, 060. 00 0. 25
8 002005 | FEZEIEIA 1, 061, 500 3, 195, 115. 00 0.25
9 002318 | ASLEFH 482, 100 3, 085, 440. 00 0. 24
10 300300 | DT 271, 053 3,076, 451. 55 0. 24

5.4 HMEWIRIEF? MA D RAFFREAS

Fe 515 AP NRME (o) bGP E ] (%)
1 H X ffi 7 - -
2 AT I - -
3 SR 181, 580, 000. 00 13. 96
Hordr: BUEME &R 111, 168, 000. 00 8. 55
4 A TiE 199, 777, 700. 00 15. 36
5 Al K B 192, 102, 000. 00 14. 77
6 Hh A ST 4 241, 256, 000. 00 18.55
7 AT (AT AZHf5T) 1,737,116. 70 0.13
8 [F] MY A7 560, 676, 000. 00 43.12
9 HAth - -
10 |&iF 1,377, 128, 816. 70 105. 90
5.5 MEHIKREA RNME S E B F= e LB KR FIRT LA R R B 4
s X . . b3 E B il
Fe AR | iR AR s (5k) ARME GO ”0
Eefs (%)
18 Bk i
1 041800077 1, 000, 000 101, 140, 000. 00 7.78
CP0O01
2 180208 18 [EFF 08 1, 000, 000 101, 030, 000. 00 7.77
18 M L ARAT
3 111892636 1, 000, 000 96, 710, 000. 00 7.44
CD032
18 VLA 44T
3 111814036 1, 000, 000 96, 710, 000. 00 7.44
CD036
5 111893685 18 MRwt 800, 000 77, 448, 000. 00 5. 96
R AT ’ A ’

#5097t 4t 127T

~




FE S EALE IR A 2018 AR5R 3 R IR

| | ootz | | |

9]

.6 IREHIRIZ A SR o F S B 7= 1B B RN R BB+ 48 B 7 SCRAEF R
K
IR, AH G R 7 SRR

9]

T RERIARE A FOME o H & B R LU /N HERR BT T45 Bt R 8RR 40
IR, AEEARFFA SRR

5.8 MG HIRIEA SOMME o 2 & 7™ 18 H K/ HEFF VAT LA BGE SR A 40
EHIAR, RIS ARFFEROLE.

9]

-9 REHIRAE S HH KB 3L 5 B L A
BN, AEERSEBARRAS .

(9]

10 MEMRAZE SR M EFHR 5 15005
IR, AHEERS SEFUNL S

9]

11 BERASWMEMRE

5.11.1

A WA AL SR+ A AESF O RAT BRI E A TS SR A, AEAR S g H AT —
FARIE ST HIRTHRIUETR IRAT EARRZ B ATHEDT. 447,
5.11.2

AR GBI+, B 2 e A R I 2 e P 2 B 2 AN B

5.11. 3 HARBE=HI K

=
d

¥ s R e o)

RIS 108, 133. 53

ISCUE F5 3 Sk 960, 230. 82

SR -

MA@ PSS 30, 947, 560. 39
JRE AT ER g 3 -
HoAt YR _
R 2 -
Hofth _
it 32,015, 924. 74

5.11. 4 MEHIRFFH KL TR BB e Hefii 77 A 20

251001 127

O ([CO [ [O |O1 | | DO [




FE S EALE IR A 2018 AR5R 3 R IR

IR, A G RFFA AT H B B AT H 57

5.11.5 MERIRAT TR BEFFERIEZRE LKA
IR, AFE AT+ B AU SZ BRSO -

§ 6 FFAE SR

BAA ;

3

At JH AT 3 4 4 A i 1, 330, 827, 112. 31

A 3T 1) 5 4 FR W 47 0 -

ok - 5 U 40 ) 3 4 A SR [B] 473 0 -

it JHHA ) S S PR A B A (A B/ DL~ )
”iﬁﬁJ)

s BRI AR 35 4 4 A0 1, 330, 827, 112. 31

§7 Z¢EHEACHERRERELESHER

7.1 ZEEBEANFELESHIRIIHEL
WEHIN, EaEH RS AT B W e (] o S0 S AR G 1R JR e A A0

7.2 ZEBENCHERRERFAR ST 7 YA
G HIA, S BN RS A B F W B 0] B S S A I e R B e 0

§8 HBEXMHHEZR

8.1 H#EXHHEF
(1) o I 2 1 52 S A RS 28 S S AR I3 B3 B B v M A L B S0 5
(2) CGESHEFEEA—FEPITIR G RIEF AR SRS TR
(3) G SHE B R —F & PUTHOR & BIEF R EFEE T
(4) G SHEF R —F & WUT IR & RUE SR S )
(5) FEEEBANNL G BRI EL IR,
(6) w5 A 5 S AL — 4 8 WIDTIB0OR & ROE SRR 0T 3 6 A 75 O B U A -

8.2 FFHBUHLR
et EITAE R 8 SR KE 8 R ke EHARAR .

8.3 EE AR




FE S EALE IR A 2018 AR5R 3 R IR

(1) Paif: s a T/EH 8:30-11:30, 13:00-17:30. & H ARk, thay
1% TA SRS BT
(2) Muk#d: FEESE P AMIE: http://www. jsfund. cn
R FR ARG WA EE N, WERAIESE N F LS EHAR AR, & HIE 400-600-

8800, BY & HL M, E-mail:service@jsfund. cn,

REESEHFRAA
2018 4210 H 26 H

3 o12

=
pies
=



