PP BRIMENE R ER SIS
2018 £E58 4 MG

2018 £ 12 H 31 H

HEBTEN: PEESETEFRAF
EEHEN: PERVRITBRBERAH
WEXHHR: 2019481 H 22 H



R RN (E D0 VR 7 2018 AR5 4 PR

§1 EERR
S A HE 2 B R AR TR B B 1 S M S K
R FE A A ZLO M R 5 AR A A AT
ST NP AOARAT AT IR A FURR AL & & FIRGE, T 2019 48 1 17 AR T A
S I S AR IR AL A S, (RAE S A AR R BOE R 85
A R
S RV LIS (5 1 . BRS80S R B e e 72, (ERAE R 4 — 2 R
SEG ORI SRR I SRR B AR, HEVE oA R VR el SAT 40 A
RSP
A 5 R R B
AHREIAE 2018 4F 10 H 1 Hig% 12 H 31 Hik.

H

§ 2 HE& RN

A g HR P SR AL TR &
4 F A 002214

PN 002214

Y (e BL I
HEeAFAMH 2016 44 H 28 H

A5 SR 4 3 201 A 640, 975, 066. 50 4

7% ik < 3o 0T R SO 3 7 BL R AT M e F e 35 R
FCo FEPGRHE = HAETR T i R Al (R DL 95 Bk
PRI STH A R BEAT BB, LA P SR AL S KU
MMth%%%t@ﬂ SR HE B 4R

BB A bR

1. BT B A

AN HE G 3T X [ N AR A BRE B BRI 4>
My AFEATL KR & sA 555 i Hl T, mﬁﬁhﬁ?%
SN, BCERANIRIIE 551 117 37 R0 4 R i (1) UL 2
AR, BhASH R4 = R A %ﬂlm&ﬁ*
P G L

N4

AT S W AE A [F] 258 W% 5% A7) S B P ) &
IF R ] A A G 7P e S A R % 5 o
% <

(1) A BEH T A

AFELXTTENA A BEFE R B BT
%, TR RSk R RAR B AR T
g

g
2
s
o

#
N
=

15 7




R RN (E D0 VR 7 2018 AR5 4 PR

D AT MR i S

A HE 4 BN W JE W RIAT I A o AN 2
DR W AN TRIAT b 1) J 31 e

AFEGIET “PORITENEIR” XM 5 T
BT, ARAEASFIAT VAT 22 MZ 57 FE 1455 B B e I3t 47
R E . ARSI W ARE AT b A B 1 2E i J 3 45
B, HE AU B AT LR RS AT L R
2) RGN

KREES I REIEAT N AR B R 2 &0 5
TS G E, G EARAN LA
A AT R

O &R

A HE G X S e b T A D A AN K ) I
Bhr. WS IRbR AL E TR

ST EE ST, UPhE BA R A . W55
AR A

@t

AT 4 BRI SHL AR TV, SRE BV A ]
Rz OSSR AR N2 TR1T
W B A AR A B A R, IR PR e AL 2 =] v 3
TREL BERRCRAC T IIAF], DA R B L FE 1 A
T

(2) HWSHA B S

A G K R Y s i S T 3 5 B LB LR AL
WTHEBREN, AMEAEKENIREE
(QDIT) B A% B A0 B AT SR M 4% 5
AREFERHAA LM BAPbERfFAER L
BORATI R 7 M 28, AR5 E R b kg
(4% B e, EE R T2 a8 TR S M B I
R H B A LA

1) 32588 AT b A 4

A5k e 3 18 TR AT A [ BA R 4 DG IBUR U I I BR T
BUORETEMAETTRZR . PR RIS BUF BUE S 19
KR A LU R IAT L B KA AT R SR 3 KA
X/ ZG KK B ik \BE 22 R R
SEFRE R 2 TBURSCRE: F TR FH 08
JIHATIE: B HEATRIAT .

2) R EEAE I SR

Xf B A AT RGN, Hoh E S

O AT &R (P/E) . Mg (P/B). THERA
TR A K L% (PEG) Fe A A {E 5% (EV/EBITDA)
SETTVFARE 55 AR A L B 0 LR I R
N o

OMEAHE AR A BTN BB AT 7853 IR A% B¢
MER). BRI,

#

p=il

15 7




R RN (E D0 VR 7 2018 AR5 4 PR

XS T A BB Mk s A A I BT R A F
@FF & S 1A B R A TR Al
OHA R AT F A AT S

SN iEseane il

(1) AWEE.: ETERaiasrtei, | kim
TR BCE -

(2) WIPRGSHBCE: T HEMBA, 8 LW T
B E.

(3) BiFFRAME /D IR FE: T ERREHAZED
. B LI RB R E

MR ETENMREHMAAREN, BT R
BT HLE -

AT B MR U SR -

R SR I ] 45 RS o i A 5 ) e, ] 55
e 2 5 PG BRI ) it A o

imezid 9 W P N S L Y P Wk £ kv d R S R
4y BEPSCRFUESR BT SR

ARSI B AR WA B RS AT 70 i AR At X 5877
SCRRIESR IS REAR R RIS 5 XU il
P RIS AT G i A2 A5 IR S5 08 47 5 1 A58 B 1) 4 7 T
N, PP E S BB A AR S A B k3R
T SRAE AR A3 58 RS A AT 32 T R T RE IR A A &
LV

5+ BUIES B 5%

BOIE AL A VBB TR, $5est W 9 R
SR g SR ], AA TR TG E. AEekis
RUABUAS E AR, AR S Bl RIRIWIR . 1R
kg ES, LA AT S5 H A RO BEAT BUIEHL

R
Lo

A& b A

VAR 300 F8EL X45%+IEAEFREL X45%+H ik 4 i F8 %L
X10%

IR W 2 R AE

RIS IR A TS, JB TR RS R aE X
o it A, T XU RS, A TR A 2 7K 1A T I S R
& T hEME SN M EE.

x| v

TR S A IR A A

| o
o |

o

Hh AR ARAT B A BR A 7

H
=

N
/
[N
(S,
=




R RN (E D0 VR 7 2018 AR5 4 PR

§ 3 EEMFEIRMESHERI

3.1 FEM LR
Bhi: ARt
FEW 55 Fa b WEHIC 20184E 10 H1 H — 20184E12 A 31 H )
I N RS S -29, 556, 524. 34
2. SR -89, 793, 940. 66
3. IR 351 5 4y AU A BA R -0. 1389
4. WKL G T = 762, 989, 812. 32
5. BAIR B S0 A8 1. 190

e 1 AR 2018 210 H 1 HE 2018 4F 12 A 31 H, L@EESWSHRIr A EIEREESMIFRA
NG EAE 5y 4 ) & g T (o, RO, JBEIE] 9555, 11 N ol S S bl i /K P B T B gl 4
Fo

2: AMICSEBR ER B S AR BN . BRI AN RS A SRMEZR U FIBRAH

KA IARAT AIRIE A S se Bz in EAR 2 se i EAR s e .«

3.2 EEFERI

3.2.1 AR5 I SR PUFE KR KI5 R LS LB W 28 R I LR

X X b &5 b i R U
" HEEKE | BEEKE | SRt r o o . .
M B @ ) AT Ll&ﬁni@i%/ﬁ% O-B | @—®
TE=MH -10. 46% 1. 69% -8. 44% 1.36% | —2.02% 0. 33%

#
(6]
p=i
N

/

[N
(S,
=




R RN (E D0 VR 7 2018 AR5 4 PR

3.2.2 HE S & FEMURE S RTHHMER KE2Z) R SRS LB Ml a8 %
B L

37.18% -

29.74% -

22.30% A

14.87% -

7.44% -

0.00% -

-7.44% |

B WS TR R A S Wb 4 bR S R 2 1 B s A 45T EL 1

2016-04-28

@
=
;
o
=
wh
=
=
e

7-11
LA L= T - O S S USSR SR

— Rl BRI R TR 12— dbE b e

§4 BHEARE

4.1 BE&E2E (RESLB/NH) i

D01 80908 | [+ oboe e
018-10

24

W%

AT G A G2 PR

ESF AL AR

IR H 3] AR

L

MR

A I g 5t
&L,
Hh e
e
G E
REG AL
TP A
ik Ea

H

2016 4F 4 H
28 H

20 4

MERM AL, FEY
56 22 HUR Al
it o PiAE e bE
BT BE U Bh B,
(UKD EF A
HIRAFHF R H
EHEAL S T R G
WD RS BHE TR
AR AFEESR

H
(o}
=
H
&
=




R RN (E D0 VR 7 2018 AR5 4 PR

o, 4 CPEGED
IEAR R E R A
PR 2y w5 AIE A B 2
PR FHOUE 77 4% A5 L
RN B R 2
B, K EUEHFH
FAZFEN A IR A
WL, &5 (B
D UEF R EEE R
WEHRAAEER
H, BWHEH R
FEM A A IR 2 7] BE IR
S, RKEES
WEAEFER M A R A
GIRARL Y FS R 2L
2015 = 8 HFEAARA
A LAE, SR
O REE L,
2016 4 4 AR AT+
WP RN E Ak R
TEIEIRA SR
nEREEESEEH,
2018 4 3 HZE AL+
WY R TR 22 SR RS
B B VR A BUIE I3 5
Rekesnr,

ok SR

A B
B
Hh T 2
& R ik
BE AE
77 % Bt ik
eHRES
o, g
BE 5 S I
BE AR
77 5 B Jk
eHES

H

2016 4F 4 H
28 H

114

PhREEA, EHK
ol | R 7
AT b w1 AR T [ UE
77 W JC T oy A
Jifi. 2009 4E 5 HiEA
KRAFTAE, TifEsy
HEOM S 3 HT  fe Jik 4>
LN, 2015 4F 4
HESATHigH % E
UG 1R TR A TR SR
wWikeEegH,
2015 4 4 A& AT+
TR B YR SR I VR BYAIE
K nEEEER
I, 2016 4F 4 HE4
AT A i Y A R A ELAR
R VGG B R A RIE
KR nEEEER
H,




R RN (E D0 VR 7 2018 AR5 4 PR

e 1 EMEEREI. AR H IR A I 6 B SN R AT % H RS
2: AEZF ML SCEMTIE = GIEZFAL AL RSB INE) BIARSIE o

4.2 BEAXRE A A B /R TE 1B O3

He G B B NAER T IR Y (AR N R ERE S R B S 00 A Seik izl
(REEFD) MME, Bt emaisa NERA m, AFERFEESOHRG AN
W4T 8, ARSI EUR AT 2 e R K

4.3 ARG F I

4.3.1 A3 5 B RBAT B

R GEFRIRREEE AT A PZSHHEIRFEIL) KAFMKRHIE, AT MITT. 55,
G NEEHHGE AN EAT, ISR GO0 —Hig e, —goliin s 58 g i o)
MR AT AT THALIE. ArBEEHEVT. S EMRHIE, ZORA R SHE TR
R, BRLHIELG— TEEL S =, MRS MR A TS HEERIFBARPATHRA S,
AP G BErh EOR AL S nAgtide. HUBIM I, ZRa-PHG73 AV sk, AR, MR AR
W, EE ARG ARG ZE BRIGEAE G KR H RS . TR AR 7
107 KL MG TR RS 5y, BVA R AR A G i AT i di A%, KSR AT A
A RWE 1A RE IR A A S AT N .

AR, O F AN R 2H A AN TR 18] B (1 R 131 32 23 i 2 04T 1 AN RFEA IR SR, #E4T T H
FRMMBBIAGLIG,  X AR SR A e URT 2H A WS Al R N SRR AT T BT, BT XA S o5 A
BEAT TSRPS0 0T o ZAEFER AV 5 A HE AR AP S e s e 4 . A R

ARG, A FIRYESELESR, WA RS A R R B RS 5 3047 T g8t o, X i
LR F L P RUE I W58 5, P BESRAR O 2 S R o St N2 R =) 11 B 2R T DL R

4.3.2 RHERZ BT AT TULH

KAREWIN, A REAES 55 AT R H A58 5 A B B BRILAE Gy B AT
FERLZUE 7 24 H BSE R 5% O, X T —RiTIgiE s . il 7758 & v I AT RE
TR A2 5 MR i ik B B R S 8 A58 S 0L, 2 w) IR 40 1] 52 40 e SR 20 & 4 3R A AH SC 1
BB T LR IR

#
(o)
=
N\

/|

—
o
=



R RN (E D0 VR 7 2018 AR5 4 PR

4.4 REWNE SR T FEAIBIEST

2018 4F P ZE ARG AT 78 R IR . 5236 [H 2 BRI KR T e, S 1% H LR R 1
VUZE g R 500 FE 502 % 13. 97%. H 2 N225. fH[E DAX. [ CAC4A0 4 B 10 AN AL
LRIk, BRI RS RIE N, MRS, FNTRMEL, HERRSRANN
Widy, ENFERESPURETTME ik, e R A R ECR R, HIREEL TR, XEZERTRXENHK
AT SR

WAV E Y AT, 10 AZERRE. PR SMEm, bk R Puk 17,
HAMESE N 10, 1%, BRERFEZE. £ 11 AR, 12 Am3RA R, N2 2. 5%,
SEFNELIR, #2212 7 31 Hib, HEARECTEE 6. 99%;: ¥R 300 55T Bk 12. 45%.

JEEARNA, BATANLSFI AT I A A eb B A ) M AT @R AL 2019 S —F IR 5, 4
MRIAERE , ERRiah Vs . SETCH SR BRI N B B R A L.l IR AR R A,
It AL 3 BRI R BOR TRAY . BT T IR EE TR

4.5 HEWNES SRR
A 20184F 12 A 31 H, AELMHFIAE 1.190 76 (BiH4E 1. 310 76) - AN ARS
HHEIE KR N-10. 46%, KT S ELEFEHE 2. 02 AN H 45 55,

§5 REAEGWHE

51 EWRELSH=HEENR

75 i H & G b B ST B (%)

1| Bl s 630, 549, 454. 66 74.57
Horpe 5 630, 549, 454. 66 74.57

2 | BeEH® - -
] 7 WAL 2 4% % - -
Hrr: fiigz - -
BE S HFUESR - -

4| mEREE - -
G AT A R - -

#
©
=
N\

/|

—
o
=




R RN (E D0 VR 7 2018 AR5 4 PR

KNG R B

80, 000, 000. 00

9. 46

Jorbt: SR I 3R
S

AT g s e & it

134, 386, 129. 70

15.89

HAb gt

685, 904. 44

0.08

it

845, 621, 488. 80

100. 00

5.2 |WEHIRZETUL I ROBERRAS

5.2.1 MEPRETIL A REBABRER R A S

(e

&S|

~feirE Go

ok 5 < R {E L A
(%)

SR O 4

KA

27,192, 112. 20

3.56

il g b

8, 252, 080. 00

1.08

R 3 T0. YR BOKAE R
NI

I

R E

AZilIsk . A hEAEREOLY

AR RO

5 RAEE . BAEAE BEAR RS

B4

Bl

14, 592, 075. 00

AT AR 55 i 55 Ml

BT IR 25

IKA S AR 2~ 3L i

JE RS ABFRAI I A AR S5 L

45|

PA RS TAE

A R E R R

N o |v|o|lZ2lE|l0 )R lH9IH|lZE|le|m|E

Ga

it

50, 036, 267. 20

6. 56

5.2.2 REYRET I REBREREBRREBRRAE

A7 Mk 5] namE (NRT) d7 e TP E ] (%)
A FEREA R 11, 346, 480. 00 1.49
B JH 9 E AR TR 106, 216, 750. 00 13.92

10 71 15 ;0



R RN (E D0 VR 7 2018 AR5 4 PR

C VH B i 37, 208, 695. 00 4. 88
D Rl 19, 371, 640. 00 2. 54
E &fif 239, 011, 227. 00 31.33
F I Rfe 10, 579, 388. 96 1.39
G Tk 28, 203, 625. 00 3.70
H 5 EHAR 45, 308, 258. 00 5.94
I BERS 52, 046, 464. 00 6. 82
T AR 14, 725, 180. 00 1.93
K Jg i 16, 495, 479. 50 2.16
it 580, 513, 187. 46 76. 08

5.3 MEFARE A RHE S ZEE R #E IR/ NP R+ 2 BERSR 4

e | mmAE | OREAK | BE GO | AfhE G | Doeou o
tefl (%)
1 00700 i R 174, 800 48, 092, 724. 00 6. 30
2 01398 TRHRAT 8, 287, 000 40, 606, 300. 00 5.32
3 02318 o1 [E - 22 620, 500 37, 596, 095. 00 4.93
4 00939 HBARAT 5,979, 000 33, 841, 140. 00 4. 44
5 01299 RIVARSE 487, 000 27, 734, 650. 00 3.63
6 03968 AT RAT 1,077, 500 27,099, 125. 00 3.55
7 02382 | FEFHFER 444, 000 27,075, 120. 00 3.55
8 02313 FH 3 ] s 300, 000 23, 328, 000. 00 3. 06
9 00388 FHWEAL 5 Flr 113, 100 22, 456, 005. 00 2.94
10 00175 AR S 1, 636, 000 19, 779, 240. 00 2.59

5.4 MEYRE G BF RN GHF R LS
T AEEEARE A RFA G

5.5 W5 BIRIZ A RHE G EE TR 3E BN HERF R BT T4 27 B R B 40
E: RREEARMERRFTA TR

5.6 5 HIRIL A RHME HEE R 3E U BI/NHERF FBT 48 B SCRRESF 3R U

il

T ARG AR A AR A 5™ SRR .

1

=

315

p=il




R RN (E D0 VR 7 2018 AR5 4 PR

5.7 MEFARZ A RHE G HE SR = E IR/ EEF 8T L4 3SR B B 4
E: AREAMEHRRFGREE.

5.8 5 HIRIL A SOMME o5 F & 37198 LB/ N HERF B BT A2 BUIE B B 20
E: ARSAREHARRF AL

5.9 G HIRAZE S BB IR 532 5 H 0L v 9

5.9.1 MEWIRAEEH B B RFF CNH B4
s A AR WA R BRI 24

5.9.2 AR SRR AR HIBRBBOR
IR G EFRE, AREAS SRR S .

5.10 I EHIRARE SR H W EHEH R S F L3

5.10.1 339 H U B HEBUR
RIEREEFRMNE, RGNS EEGILZ S .

5.10.2 1 HRIRAFE S 1 E G Bt kA48 25 B 41
E: ARSAREWIARRTAE GG,

5.10.3 <39 B Y S8 3 VP4
RIEREEEFRMNE, AR-EASEEGILZ S .

5.11 BB HESIRE MHE

5.11.1
T YT N AR T e BB AT A4 TR IR R AT JE AR AT 1 P8 1) 3 SR U o A AR o | T
—HENRZBIATHETT. TS

5.11.2

AN AR SR F R+ 2 K B A RS S [FFE &k I S 2 AN 5
12 1 15 0



R RN (E D0 VR 7 2018 AR5 4 PR

5.11.3 HA B =R

Fr5 R e o)

FHARES 512, 892. 40

S ISCIE 73 Sk -

Vgl 84, 447. 25

MRS 25, 780. 23

SR R 62, 784. 56

FA K -

R -

oAt -

O 0| | |O | |WwW| DD |+~

Eit 685, 904. 44

5.11.4 HEHIRFFA B4 T3 B BT F B iz A

TE: RIS AR AR RS A AT 5 B ol 58 57

5.11.5 REWKRAT+ B BRR P FERERZRE LA
T ARSI 44 B S N AEAE B Z RS UL

5.11.6 R A G S HHER AR RS
RIS S rtic I U AN )Y S P Y P B e i /el T Y S S

§ 6 TTHAESHHRZ

B
i T HH AT A A 648, 407, 945. 29
i A5 0T 1A 1) 225 45 e FR D47 0 15, 323, 394. 08
U3 - i R BT A ) 2 45 A s ] 40 22, 756, 272. 87
i B A R S 4R 70 AR B 8 (Ao B - B
)
i B R s 44 205 40 640, 975, 066. 50

% 13 71 15 ;W



R RN (E D0 VR 7 2018 AR5 4 PR

§7 ZEBENZHERTRERRFEERER

71 & EEAFHAE SRR FIL

T RGN, REEEARTAE RS,

7.2 ZEEENZHEAREBRAREER 5P
T ARSI, AT RS A SR A S

§8 MBREFRNIMMEESFE

8.1 IREM N R —RREFAESHBLFIEBET 20%KF 5L

ot W1 N G S AR R I WS R E RSB
BE FrE M
25 L ek 21 8 HAW) FH V2 [] - 13 5
e e ww | pwm | o0 "
[X ]
2018-10-1 %
WL 1 265, 238, 549. 31 0.00 0.00 | 265, 238, 549. 31 41. 38%
2018-12-31
PR AR XU

INESEEP DN & Y€ a2 ovs

HEE G AR T BRI, RO B AR A e G R, HAE AT A ARSI
Xt e P IUEAT R R RN AT RESIAT BRI IE AL

2+ EBURE B RS

FEA 2 G B LA v (B B KB RE (P IN, BE7  fil e AU [ S, ik A B 3 A vl ETE T
L2 I JBE (5] R A P 2 i < 0 o

3+ HEE ML T BUR KU

FEA S O A L B I B R PR Bl 5, AT RE S B S R, ke S AR e 1B A AT RE T I —
SEWIAE . AIESE B KRS B R 5T, PATHRIRTEHG, J1 4 SELs B r.

4 B TE KRBl ) S

FEA B 0 A LA e v A B8E B KRR (Bl IS, 3k 3 BN BEAT LG 7 AR DU AT e o 0 < 7 1B
JRALK S -

5. fREHTZ 13 G A [ A XU

FEA S Bt B s BT R TP ml 5, R] e 3 B0 FLRE m] 5 AR S & B B IR T 5000 75

% 14 71 15 ;W




R RN (E D0 VR 7 2018 AR5 4 PR

g, HEMATRESFEATE S E FefuafE 7 ey Hph R a5 JF.

§9 BEXHHEHZF

9.1 £ABCHEFH

Ly AR 2 A v 5 B i i R B DR SR T LV T B B Ak < (1 S
2 RN E I REE EIE R R SRS AR

3 AR (E U RAEBC BT R S S8 Pl

A R HERAN (B D0 R EE BIE SR P05 4R R SR R A

5. R AR SR E P L3RR N A T A T

9.2 fFjithh
v T R AR X R I B 68 5 2905-2908 = K 30 2

9.3 & AHR
BRBEX AR E BUA SN, "TERARESEEANTEESEEARAA,
A TE: (021) 38789788 B 400-888-9788

ANFEIMEE: http://www. zhfund. com

RS EHARA A
201941 B 22 H

% 15 71 15 |




	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


