TR EEREuHEAEFHIEFREE S
(QDII)
2019 FEEE 1 EEFWRE

201943 A 31 H

ZeBEN: TRNGEESEERRAF
HEFTLEN: PEHEBRRITRBERAF
wEAHHM: —O—ENA=+=H



TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

§1 EER

SEHENNESE S KEFRIEAIR S Pt AR R RSV B K,

FFn FL A R R FCSEAE L AR PR e B AR AR AN ) KA TUE
BEFE N EE BT B O ARARREALESFME, 7201944 5 18 HEK TA
WA M S ARRR . ERIAB A SR EENE, RERRNEAERRICE. RIUER

TR B HE KB -

E

SE PR LLSE M SRR ST IR BAIS AT 2R 8 5™, (A RIER & —E &

Ho

SRSV STFAMCRILARAREI . BFAT MR, BEBE A IR BT SR R A A

e S AINEEE IR

At I 55 BURER 285 1

AREWIH 201941 H 1 Hig2 3 H 31 Hik.

§2 H&7 M

2.1 FEESRKIFEMN

FE L RFR TR A BRI U fit
T oA 003385
HeiafETr A KL R
HeAFREMH 201741 A 23 H

T IR I e B A

110, 122, 753. 88 13

BB H AR

2R 1] KU AN DR R B P S sh PR TS N, F2 20
X AMIE S5 T 320 R4 8 0 [ WA S ek T R £ s AR
PR, G R K (R

BB R

A R R ] 2 R A R 40 SRS - DASEIL R B 987 1Y)
W A AR AFEERIE N SERTT TR R
TeMEGR. SRTTHIAEL . FJF 1 78 3555 AT RERZ I %
EZ7 T3 ) LB AW TEAN T, Je i G A A EE A AS
[FIHIE 55 T 3 A AS () < i R e B RS ARFAE - AR 5+
AT BN Sy, T DLIHA 52 2 4 B = AEAN R FE 5
M IX G L

b £ b i

SRR 1-10 FWIRE S AATTIZIRE (BofA Merrill
Lynch 1-10 Years US Broad Market Index) U{#i#.

RS B R AIE

AN S, B TR S, R

F2o L1 m




TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

BIARGAFHAR 2E RAR T I B S R A A S, &
FRmiinEs,
2N TR EREEHARA
HEEEEN [ @ ERAT IR A IR A
T T
0 AT f:iz; ‘Sﬁtgzﬁzreet Bank and Trust Company
IR & A B S AT THRAERE I A K TARAERE LR C 2K
g FE A A By AR 003385 003387
E MR T B RESNHHEA | 91, 723,667. 73 4y 18, 399, 086. 15 1

§3 EEMFRIFMESIFERI

3.1 FEMEER

B NRMJG
F B 5 Fa b WEY (201941 H1H — 201943 H31H )
THRAERE LA A K THRAEKSE LR C 2K
1 AHA B s Bl 2t 548, 145. 13 97, 993. 72
2. A A 50, 880. 89 -42, 005. 88
3. MY 35 5 4 A B AS B A 0. 0005 -0. 0018
4. AR B4 B 1 E 93, 158, 598. 27 18, 601, 656. 10
5. FAAREE G An A E 1.0156 1.0110

(1) ERFE I SHaAr A OFERE A NNWESE 5 HE & ST, v A9 SERrilcaizk
S EART Py

(2) “ARICSeIat” FRESAPFEWN . HBles. Kk RS2 a3k
ad) FOBRAHR A EHIRAL  “ARHIRNE” A S B as i LA 2 se (AR s as
(3) Fradait®) 2019 48 3 7 31 H.

T

3.2 & ERI
3.2.1 AMEESHPTIFEE KR KL S FEE S LB R 1 i
TARATERZE IO A 2K
N VERK | R | WA | LSRRI B ~
(LI 20 | ez | mhuxe | asxmeze | 09 | ©@°®
;}jﬁ:/]\ 0. 24% 0. 25% 0. 38% 0. 29% -0. 14% -0. 04%
THRAERSEufi C 2K
N G EWK | ERE | WAEOE | WA BRI ~ B
Ane 20 | w20 | miaxe | axpezo | O © | @@
TE=N 0. 19% 0. 25% 0. 38% 0. 29% -0. 19% -0. 04%

¥3ou L1 m




TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

LA |

3.2.2 BESAFEMMKREE RTHHE KRR LIRS RS LR A s

FRAZ I ELER
A RE G 0 3 S PRI R S [F) Il 45 b A it Ak 3 1) s 44 L I

357% |
2.38% |
119% |
1.19% -
-2.38% -
“357% -
-4.76% -
-5.95% -

-7.14% A

-B.33% A

I L I 1 [T . | U A S
YRRz AL 11 1 | S SO NSNS N =t
18-03
01 B-06-1 44 |--temmmmedennes
g8
018-0

L 1T O S A S A S
017-05

A
[}
[}
1
[}
[}
]
[
—
[}
[}

2017-01-234

-
L
.
oL
-
£

('] (]

— RS RE G GPUUR TP RO e — ASRAR SR LR KRR R v i




TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

B G 0y B0 B T RO 3 ) 458 R AR it o WA 2 R £ s S 4 LU B

3.70% -

2.46% -

-2.46% 4

-3.70% 4

-4.93% 4

-6.16% 4

-7 39% 4

-8.62% 4

2017-01-234

017-09-14f---

I TFA0-23 S
2070 8-01-08 |-

04 -1 44 |--ochemeeandee

L]

[— Bt i o Gt E i IR Ko — Bt o Bl 3 i o
e 1. AEEEREEFT 2017 F 1 7 23 HAR
2. MIEREEFEME, AEGEOHN 6 AT WEMEWIAR, ARILEIE TR E IR
SRR T HRGEE LI ERA A E : A AR T 677 50 1 LU AR T2 8 517 1) 80%,
Forbr, R T RITHBE LG LGS T AEI G R 57 10 80%: I B HE—F A
IBUR T2 (0 LU & T AR T B4 W =1 B 1 5%, Hh LS AN EFRSE &4 A HRIES .
ISR TR o o

L] L] L]

-

R

§4 BHEARE

4.1 HREEE (RESLB/NH) FH

R T —
14 s EAREGREGZIIR | IERMLE i

A | BEAY i
b ROR M Gt 1
e o LR S A
wips | AR 2017 L . HIRA AR L)
el | H 23 H B, OBFSCR, fEm9cE bR
(EBNEE S, 76573k
ST ESLF, 2015 F




TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

IO TARHm (S, BUAEE ek
AL LT, 2015 4E 11
Hloaﬁé,ﬁﬁiﬁﬂ
H#78 BASCAH i o 2 i 4
&2, 2016 4510 H 14
H#EA, 0T THREE B
MR B R A ANE R %
FEE 2T, 2016 4F 11
H2H&ES, E TREE
Hiids 18 AN F 8 W iU 7
BUIE SR BT Sk L 20 1
201741 H 4 HEA, #H
1F TR S5 - T (7
10 4F) EFBEOIESF 1% 71
SHEZH; 20171 H
23 H&EA, T THREE
IRFE TR ARSI R

H4 (QDID) H:4zm
mmigﬁma,ﬁﬁi
L ER S AR R & RAE R %
ReHeaH,

4.2 BBHMRBEB E N A B SRR R B WK EE R A F A

AT G AR AR A AR B 45 A MR BT L)
4.3 MEWAEEESEZ/EERTFERRUHA

AAREIN, AFRESERN AL QERRERGE) S RERER LSS, 5
YOI A REE SRS R, KIRSHE R B 53 i SR A B 5, 245
AR EEAIE b, ARG NSRRI 2, ToiR S M AA AR & 147 4.
4.4 NP5
4.4.1 A3 5 B RIBAT B

N1 AR RITEN, RIS AR, o HILA IR RIAS 5 i ik 45
POEMAT R, AFRE GEFRTEESIL) « GEFRRE SRR S 5 L % )
) GEFMIRZENMASE T E RIS EEEAE) « GEFREREEAF AT
S AR T RN SRR A R NI E, W€ T (A FZHERME) - (RELHER
INED 5 XA EVE B & 2B B AR S W BRI, R R S R
FI R AT I AR ZZBR UK, T REAPAEIR R P 23 s S5 VA U AT % . A akih

B, EREEPLSE . AR S s, $Aﬂﬁﬁﬁwﬁﬁﬁﬂﬁﬁ~ﬁﬁﬁﬁEﬁ%%i%%
o6 ol 11 1



TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

SHERGHE, YWRH T RETRAVPZSHEIGATIRE, KT AV S REILEEARIN
TG, HARRE G AT G RS & H N8 B ) S 3% B A0 A 2 TR AR R AR VR A S R 1)
L5 MAEXAE Gy
4.4.2 FERZGITHARIET YA

AEEGARIRE AN R NI E L WL AREHN, AARTEREHES 505 T
AFFFEN [F B R A 5 A D I B 28 5y s i iz b 77 2 H S =1 5% A 2 IR, %%
HE 2R H A LTSRS R AE R H A S, RFEA LA 5 R 2 ik .

4.5 HEHAESKIB R RIS SR I VLA

AN, — R RIE E R AT s R, HAPROTIX &5 AR FIREOR. R
FH, R 3 A RBEE NG, JHRSETHIRGIR, HAE T IR 2EREU R AT KUK
M, FRITIBAERG TR EAT, NRMIFEEEER —BRATHET, 2 3 Tk AR
io EIWJTIH, SUrBARLLECTRS. FATEARME—EINR], FoRomaE, JEERyghsis,
PRI BT, HEIE T RSB R NI IR R, SRR R AR, AN O oRIE R
Mo AFEuE, 1-2 H DVINE BT T, Ak RS, mlrdr LA o s KR & 2
Tk, HEE, BUHEEERRAERTS, BORSOR T R — M BOE S, LR ) &
S, JRERA AR NEETE, AN S B AT A SAEAER A, S BRGNS N
Ty BEHE I AN MRS, DTG — 58 FATH ). AN e 2] T 6 R S
B, R T R, RGN T AT WA, —FRE R MBURE ARG R,
RGP AL, PE T, RERSIE R M, (AR RE— LT, St
B KBORRSWA T R W BT, R R R s . GRS REE Y, R 10 4
I s 2 e L 22 4F R AT 4 16bp, 10 FHIETFURREHE FAT Top, (5 AR ZEREIRIAE . it
Yy ERBE T MR Lk, A EW B IRT . AT, SRIOUhiRGE R RIEEM, Wi Lk, R
A2 SRR A A R 28 KR s o 36 B E IR 3 R AT, 10 AR 3 26 3t 2. A%BHE, T3 R0
IS i 27 KRR e %

RIS SR RFFH MR RIS, RIFHERERRENE, AR, Ddm s A5
BN, BB TR

WEN, TAHREITTH A BEFE IS K 0. 24%, THETTAT C M adHEE KRR
0. 19%, & BHEAEY 2R3 0. 38%.

#
N
=i
pres
=



TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

4.6 MEFAZSHAABRESHHETERH

AR SR W B i 2014 4 8 A 8 HAERK) (AIFSERIUETF T Ak s g #
%) SR HUE R A

5.1 MEPFRESH=HEHR

§5 HMEHEMRE

i H

e (NRMIT )

e BB o)

o BB

b iR

Lo

FFHEIEIE

R A

R

[#1 5 WAL 2l A5 TR

108, 468, 120. 02

Hrp. figp

108, 468, 120. 02

B SCRRIESR

BRI A AR R

Horpr: il

LI

IR

BUIE

KNG Rl 3

Horbre KT IR AR 5K
NG R B

iy TR

BRATAE RS 5% A 4

it

5, 768, 256. 94

4.99

HAh 5™

1,373, 665. 22

1.19

it

115, 610, 042. 18

100. 00

VE: H T U TN R O T A A R B I L Ay B RN S Sk T R R 2

5.2 MEMRAESNTER X)) IEFHHRIBEREAFERIERE 2
AFE G AR WIRAR R ISR S AL

5.3 REREITIF KRB R LA ERIEREAS
AFE G AR WIRAR R ISR S AL

5.4 G HREA RIHE GRS R 5+E LB KNP R ET 48 BREE AR RER
gk
ARSI AR AR AR RFAT I S AR

R T b ]




TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

5.5 MEWREFFEHEFR I RNBFREAS

fiigr {5 S5 4 AFbrE (NI SRR E S (%)
Aal # Aa3 0. 00 0. 00
Al 2 A3 10, 993, 165. 97 9.84
Baal % Baa3 32,902, 534. 01 29. 44
ENIEL 64, 572, 420. 04 57.78

T b SRR B LR R s B LR R e A 1 1555 VP 4
5.6 MEWIRILA R E G E:S B 5+E H B K/ R HT L4 B BB A 41

s . e ~aMENRT | HREHEZRER
F5 ARG 555 R oz =) im?y)
0
SZEXPR 2 7/8
1 [XS1291665179 / 6,733, 500 6, 591, 692. 49 5. 90
07/18/21
VUNAEN 6 1/4
2 [XS1912611354 / 5, 386, 800 5, 528, 849. 92 4.95
11/29/21
3 [XS1839763114 |JUDA 0 08/02/21 5, 386, 800 5, 409, 101. 35 4.84
SCCIGC 4 3/4
4 [XS1900974558 / 5, 386, 800 5, 405, 761. 54 4. 84
11/21/21
TINCON 2 3/4
5 IS1426796394 | / 5, 386, 800 5,371, 447. 62 4. 81
06/15/19

E: 1. ULEGZASY ISIN .

2« BEIRGTFIE, A THZIRIPRAGEIC RO ANR T, D& TR B

5.7 RERIZA FMME o B & = $E BB RN P R IT 48 B SCRRIESR R
K
AFE G AR WIRARFFA 57 SCHRALESR

5.8 MG R A RME G2 T 5+E EL I K/ MR I T FL48 SRATAE B 85
4

A G AIR G IR ST S RATA b
5.9 & HIAREA RPHE 5 EET = HE LGN R I+ 2 2SR E 4
AIE AR RARFA 4
5.10 BFRAGHREME
5.10.1 FEESHRKIRT+2IEFHKRAT EERHZ 2R DR AT RF K 3
AT SAR G A4 USRI RAT R DU 0 T L R, BrE R S i H R —
FAZBIATED LTI

#
©
i
pres
=



TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

5.10.2 ZEERE BT 42 B8 H S 4 FIRE 14535 IR 22 B 1 L i 1 B
ANFE L BEGE (I 44 BB ARt i 4 [R5 M1 46 0 P 2
5.10.3 FARBTEF=HI R

= YK X ON P

)
d

7 R _

ISCIE S i 5K -

A A -

IVLA&IPSS 1, 126, 149. 34

IS R A R 247, 515. 88

LISENEN -

IR -

HoAth -

O |0 N[O | |wWw | Do |—

fann 1, 373, 665. 22

5.10.4 R EFARETFA B 4L T 54 B T 5 B 51 35 B 4
ARFEEAR T AR AR FAT AT 57

5.10.5 &R AT+ 48 SR A AETIE 2 BR 15 0L H i B3
AFE AR AR FAT T, AR STE SZ RGO

5.10.6 BHA SR MR AR SR H

o
§6 FPMRESLHHES
Bhr:

A gE| TARABRE IO A K T4 ERE T C 2K
15 SRS = 4 4 B0 121, 016, 527. 31 26, 813, 104. 41
i A5 B 3 ] 5 i A N 00 6, 400, 612. 88 14, 415, 671. 57
I e 7 A 1) 2 4 B ] 4 i 35, 693, 472. 46 22, 829, 689. 83
it AR FE S 37 7 AL Z R BT (A Bk B _
LA =" A
5 SRS R 4 4 A0 91, 723, 667. 73 18, 399, 086. 15

10 11 L1



TARFRE 2 ERE LA BN B R 2 4 (QDIN2019 28 1 FE R

§7 ZEEEANCHERRERERAESTH WA

8 MR T FH RFHHMEER B

8.1 MEMNE—RREREFZSHBLHZRRET 20% K155
o

8.2 MMHBFEE FRNFMMEERFE
To

§9 FEMHHF

9.1 FHEXMHFHEZR
L A ENIE S 25 7 TGS A3k 3E oot it 27 Bk Zr 4% 52 B 4 (QDTT) 5548 Wil v i SO Ak
2. (LRSS Bk R e AUE AR 2 4 (QDID) G A TR
3 (LRSS ARk o fids AOUE A R 4 (QDID) FEE ) 5
4, FEEETE LS BERAE . B
5. FEEGARE NS TR ALIE. B U,
v R AN SR AR E B BRI & AT
9.2 FRIHHL R
FEEEHNBIESFEE NPT
9.3 HEMHFR
PR F AL E MV ) S B & b . AT E SO AT Ja, 785 BRIN [a] Y Sk SO ) 5= Ep
k.

CTJ

o110 T ot m



