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& m TR SRR T IRE ER S T, AR T
BB R HRE TE&
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DR J < 03 WA N B D9 A ke < UG 7 B ) e v R DU o AR L i J it
Barra Aegis JIZ 5= £ 0% 2H & XU HE R G0, ek 4 PR U AT 4 R 7 A PR XU T
BEATBhAS AR, SCILA & RS S U e LA L

Forpr, PSR Bt 20 A AR B AR Il I nf RS B A 2 AT, T O R PR R
(Active Risk). 4= X[ (Total Risk). X HiE (Value at Risk). AU 14 (Return at
Risk)&%, A KGR, Il 2 REAER (MFMD #E—2 08, =R4ERE
filts DR FEFR ) e e B ATV ) 2 R 1 5 10 B RS STk 1) 3 & 8, A B R 8
BN BN AS AN EE A0 HEH S5 0 4H G U HE

(B) Mvgs bR

AREE VST LB HE Dy EERRITHE AL 5 R FEH (A& HA) (MSCIAC
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BETHRKEREHIHE R, KESGRETFOM —RSYERiE 75% —95%
6] CEAR AL 2P I 4 A R e 3G I 8 ), BT DAAS I 4tk FH o0 — IS SR 4R 0
o WERAJEA HHAENER . i G H T ARG S R e, AIEER
AR SEBR B LT LATA B, ZE 4R I e 2 26 22 5 A SV 4 B A R o I Bt A o

N BENRBRASGRE

(—)  REREE T A E I

- 5iH SHOR ) ob i 4 = 1 L A9
(%)
1 B o $ % 4,142,730,110.49 91.42
Horpre Erim i 3,636,597,755.37 80.25
IEFEIE 506,132,355.12 11.17
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2 W E - -
3 ] AT 7 43¢ % - -
Hr: i - ]
AV &SR - -
4 G AT A S AR - -
Horp: gl - -
TR - -
HARL - -
BGIE - -
5 SN IR A 4 Rl 7= - -
Fors ST =m0 ) SR NG 5 4l %
N _ ]
6 iy LR - -
7 BATHERMGEE &M & E T 329,416,501.71 7.27
8 At % 150 9% 7= 59,534,096.52 1.31
9 At 4,531,680,708.72 100.00
(=) MEWRESANER XD U7 0082 R A7 B % A
EZx (XD ~feME(N R M) i 4 TR P AHE L) (%)
B[] 608,354,038.98 13.57
%[ 324,908,801.22 7.25
ZZ|H 181,223,553.90 4.04
Wy 101,387,112.02 2.26
B 463,770,399.06 10.34
E e v . 175,102,254.47 3.90
vh 6 4 75 613,176,039.14 13.67
H [ 1,674,807,911.70 37.35
&t 4,142,730,110.49 92.38
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E K GBIX) FERIMRGE P ERIETRZ 5 Frifi €, ADR. GDRIZMAFILSE

(=) WEIARILAT I B R S AFE R IER BE H 5
AT AFME (AR b R 4 E 7 g 1E L A
J6) (%)
it KRS G 175,498,193.22 3.91
FAEL
(= iInT 63,416,270.27 1.41
EWE TR 44,174,616.04 0.99
LA A% 51,197,802.00 1.14
] 12,422,514.78 0.28
KB 33,147,256.89 0.74
RE 106,448,645.24 2.37
i, kRES5EE 48,767,242.25 1.09
i)
NG ES 325,714,331.39 7.26
LR 27,616,900.64 0.62
aRhEFERME 57,858,662.28 1.29
&
i 66,084,141.60 1.47
R 45,014,626.03 1.00
I 97 {71 % & 5 16,696,711.73 0.37
M
25 80,157,301.68 1.79
B ARAT 802,125,830.51 17.89
O E AT 5K 37,493,531.07 0.84

FE T
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VAT 86,428,175.47 1.93
7N 441,138,097.52 9.84
= EHE AR 53,941,987.72 1.20
R % 5 471 B 4% 274,041,155.12 6.11
FEL T e 4« (X R AT 246,557,883.05 5.50
1
B N e 307,238,044.34 6.85
rr i eSS 84,355,585.28 1.88
LBz % 40,350,441.60 0.90
L 7 S 21,722,392.01 0.48
b AN R 137,191,780.43 3.06
AR 455,929,990.33 10.17
&t 4,142,730,110.49 92.38
e ATk 2KbR#E: MSCI
(PO R JAR AL A SO o J 4 % 7= 148 LA D /INHE PP IR i 44 Tl 5 B A7
LR BT B A
FEo| AEIARR (B | ARSI | ERAR | iR | FTEE | $oE ARME (N | HESE
530 (30 |5 Ky | K (B Rt AVRSED
(Mt {E Ll
X) (%)
1 | Tencent e | 0700 FHWHE | PEZ | 1,383,200.0 | 428,324,741.1 | 9.55
Holdings Ltd Lir 5| He 0 9
(H1) i
2 | Alibaba Group | FTHRELEL | BABA | AIZiE | £H 242,000.00 | 297,303,552.0 | 6.63
Holding Ltd £ ] SR8 B 8
fit
3 | Samsung ZHEHET | 005930 | sEE | & 1,034,636.0 | 274,041,155.1 | 6.11
Electronics Co AR % 1] % 0 2
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Ltd

4 | Taiwan EVEFAR | 2330 Ji1[#E & | 4,808,000.0 | 257,879,690.2 | 5.75
Semiconductor | g g3 s 0 1
Manufacturing A R
Co Ltd e

5 | PingAn Hi[E 2z | 2318 HiE A | 2,791,500.0 | 210,478,377.0 | 4.69
Insurance ke 0 0
Group Co of
China Ltd 'H"
(H1)

6 | AIAGroup RFARRS | 1299 Ji[E 7 | 2,701,000.0 | 181,065,015.2 | 4.04
Ltd (H1) e 0 3

7 | China WERIT | 0939 Hi[E 7 | 23,475,000. | 135,519,454.2 | 3.02
Construction e 00 8
Bank Corp
(H1)

8 | Largan KAryee | 3008 i[# & | 108,000.00 | 108,538,239.1 | 2.42
Precision Co 43 45 FR s 3
Ltd A

9 | China T RIT | 3968 Ji[E# | 3,070,000.0 | 100,464,793.7 | 2.24
Merchants e 0 0
Bank Co Ltd
'H' (H1)

10 | CK Asset KspgER | 1113 Ji[EZ | 1,560,000.0 | 93,403,037.52 | 2.08
Holdings Ltd He 0
(H1)
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ikl

AR ARG IR AR T A S RATAE

DI AR 2 SO 15 2 e B 1 E LU /N HEFP AR A+ 44 2 e 3558 B A
ARG AREHIRRFAREE.

() BB A R T

1. e WA AT 3BT AT+ A UETF R AT EARAI B H IR R 1L %
PAE, BEAIRG Hl H AT —F A 2B A IHEST. AT,

2. A S A A I P BT T A4 SRR R < R R E 1 A R IR SR E

3. A% T 5T ) K

o)

75 2R SH(NR )
1 7 H ARAIE 4
2 LSCIE SR Sk 28,950,161.21
3 IvLidiveil 10,324,870.64
4 VL &IPS 29,130.44
5 JSZHAT FF D 984,856.16
6 ENIVE 12,674,999.80
7 e 9% F
8 HAth 6,570,078.27
9 =ann 59,534,096.52
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4 IRSFAT 0 Ak T 5 BB YT mI e 45 52 7 D 2
AIE AR IR AR FFAT A T H B I w] e e f5i 7

5. W AR HT -+ 44 I SR AP AF AR U 52 PR D0 R 1]

AR I AR AR HT 44 IR T AN AR IR 52 PR 1 D

6. BT AL AR BT A H Al S FiR A

I AN BRI, B H GRS o e S S Bl Refr e R %=

+. ZEE&HkS

FE B P NAR MR S A ST L I SIEAR P 1 1 58D Do D 7 AT A Y e < I 7
EACRIER &€&, BARIERRIE . 2SSO ARILAKE

Blo BIBA WS, BEBE AR BB R SRAT N A A A A2 R E S U

o TwEmk | [ IZRLEIER
) mi || wae | -
B EAREE | Wb | 00 | @—@
KD e ESe)
@ ®
2007/10/22 - 2007/12/31 | -10.50% 3.74% -5.03% 3.67% -5.47% | 0.07%
2008/01/01 - 2008/12/31 | -57.21% 2.51% -53.30% 2.76% -3.91% | -0.25%
2009/01/01 - 2009/12/31 | 58.49% 1.76% 68.24% 1.73% -9.75% | 0.03%
2010/01/01 - 2010/12/31 | 14.00% 1.27% 11.50% 1.24% 2.50% | 0.03%
2011/01/01 - 2011/12/31 | -26.88% 1.45% -21.96% 1.49% -4.92% | -0.04%
2012/01/01 - 2012/12/31 | 14.82% 0.97% 18.36% 0.92% -3.54% | 0.05%
2013/01/01 - 2013/12/31 | -0.69% 0.92% -2.56% 0.84% 1.87% | 0.08%
2014/01/01 - 2014/12/31 0.69% 0.68% 0.16% 0.63% 0.53% | 0.05%
2015/01/01 - 2015/12/31 | -2.58% 1.10% -6.58% 1.10% 4.00% | 0.00%
2016/01/01 - 2016/12/31 7.42% 0.97% 10.82% 0.97% -3.40% | 0.00%
2017/01/01 —2017/12/31 | 31.58% 0.72% 25.75% 0.57% 5.83% | 0.15%
2018/01/01 — 2018/12/31 | -13.38% 1.14% -12.03% 1.00% -1.35% | 0.14%
2019/01/01 — 2019/03/31 | 9.52% 0.90% 8.83% 0.81% 0.69% | 0.09%
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