7

BP R 300 FEEGEHR B E S (LOF)
2020 4E55 2 EFRE

2020 &6 H 30 H

EEBHAN: KBESEHARAT
EEEEN: HEBTROERAE
WREXHBR: 202047 H21 H



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

§1 EE#RR

Fe PN S S R R S TR R AMEAE R B 8 1R SR IA s R,
TR A A LS L AR VAN 58 B AR AN 1) SO DT AT

FEAE NIRRT IR AR A RRE AT S S FEHE, T 2020 47 5 20 HE& 7 ARE
I S fE bR FHERIIAIBR R A SRS ENE, REERNEAFEREICE . RFIERAR
HEH ORI

B B NS LA S H . S5 57 (1 S5 0 SRS B 58 7, (AARIERE & — @ A

G AN BUFARHARER I . FBA XK, 558 AR 3505 DR SRR AT 40 e 1 A
2 EEE SR TR

EN S R e S S 2t

ARG 2020 £ 4 H 1 Higx 6 7 30 Hik.

§2 HEE7 B

FE G TRIFR K& 300 5% (LOF)
A TR K% 300

HEF ARG 160807

AN ] 160807

el LTI

A FEARH 2010 £ 8 H 4 H

35 HAAR I & 1 B A 200, 900, 831. 33 {5

ARFE L RBURHIEE, BREZY IR 300 5%, @il ™ ks
MR AR A R AR AR BT B, S il A
£ S SV KR 5 L i v 2 R 3 R O S
AHE R ZE /N T 0. 35%, HAEMLBRER R 2/ T 4%, DAsE
LS FE AR B A R

AT K A B e B IR TSRS, SR e FH IEARI R
BREA AN B S mEE, mahiE. TR
YE BB SARIFR BORAR AR G, @ fiie 7 =0
P S RGBT HE, FFAHE BT H S R IR
H, DASCIIE G I K AR 5L St bR i TRl H 3
PRIEF R B A HE R ZE /N T 0. 35%, HAFEALIREAR Z /N
T A%H LT H A5 o

95% X YR 300 FREUL AR A + 5% X — 4 HIARAT & HAAE K

Mb 235 Ll v % ()
AFE G R EAREUN I &, BT RS TR . BT
PRSI 35 R AE WIS B8 RS 3 0 B 4 R, LT XU S5 A 8 v VR
RIS FiRMESSRMTnES.
L == IN KBRS EHARAF

802 7 413 0T



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

=N | B RAT O A R

§3 EEMFIBIFMESHERI

3.1 EEMF R
B KRt
F W 5 Fa bR WEM ( 202054 H 1 H — 202046 H 30 H D

L A L 2 6, 823, 530. 65
2. A HFE 32,927, 399. 75
3. ALY 35 B 4 A BUAS Rl 0. 1941
4. WIR B9 1HHE 272, 303, 287. 89
5. WIAR IS A BidHE 1. 355

1 Pk SV SRR A BRI S A A NNW B 5 3 6 1 & 00, TH B JE SEBRi
fR K EAS T A3

2 PryEEEUEE] 2020 £ 6 H 30 H.

3. AW I TR A e AR E N . et . HARIRON (NS 2 Se b EAR S FERAT
KRG HIAREL,  AHIFNE A CSe s i EAI A e E A2 shias -

3.2 &P ERI
3.2.1 B S BIE  K R B L 5 R LB v i 28 B b
N X NR5E R Ex"
HEK R | EE KRR | kGiteiest | B
et B | R | et | ekl | 0-© | @-@
" HiE=10)
HE=1MH 15. 11% 0. 85% 12. 31% 0. 85% 2. 80% 0. 00%
o EAANH 7.37% 1. 43% 1.67% 1. 45% 5.70% | —0.02%
it k4 18. 99% 1. 14% 8. 56% 1. 16% 10. 43% | —0.02%
FE=F 24. 96% 1. 16% 13. 41% 1. 19% 11.55% | —0.03%
ot HAR 4.12% 1. 42% -5. 63% 1. 37% 9. 75% 0. 05%
/\AE
i%{g%i 59. 33% 1. 39% 45. 97% 1. 38% 13.36% | 0.01%
X 4

#
w
=
H
&
=



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

3.2.2 BESEFAEN URES RIHHEH K ERRD K HE RIS R A &R
AR Eh I LB

B7.47% |

32.80% -

21.87% -

10.93% {-

0.00% {M

-10.93% -

-21.87% A

B4y B K R S B kG H e B e A R i T s aE B LB

2010-08-04-

...... e T T | e .
! ! |
! ! | 8
: : : S N
SR W IS SIS UV ST SRS S U S S TSN NURN SRR SUNUU SN | . S LI SN S 1 L
! ! |- b
! ! ! |
; ; ; Wiy ]
! ! 1L | L !
...... T R .
..... FANS S S S SN S ——— | N 0 R—— AR S | I R S S—-
! ! ! | ! ! !
i ; . ; I ; ; ;
H . TS SUDUIUS SUNSUE ARSI SNPURN SRUU TS SUNUSE . | T S S SO AU A e S
i [ ! ! W ! ! ! !
| ; : ; ; ; ; ; ;
! ! ¥ A ! ! ! ! ! !
- O o = o m wm o= O ®m W D @ U = o ow o
L T - R = B = B = J e S I = T L L DL D
\ . ) . ] ] ! ; ; ; . . ) ) ) . ) .
B e e e e T R R = S R T S SR -
e~ R - - - T =~ T = = T = T e — ey R
; ; ; ; : : : : : : . ; ] ; ! ; . :
- = o och e = = o ouwn h s o o o b o & o
- = = = = = = = = = = = = = = = = = =
e - = I = T = R = R = T = T — T — R S S S S S S
I T R H = B B R S S S N S s L L L L

[ 4 5 5020 RO et — sl e NS 3 e i |

T ARG EFRME, ARGEHANYEEEERERZ HE = WA Rst
HEWHIFTEREREEFRMLE. EOERN, ARESHFUT 7 IE L&A & FKE
RLE . RGN, AH GRS 57 BB IR & &5 FLE

§ 4 BHEAMRE

4.1 B&2E (RESKLENH) FHH

a4

(A4 (2 o PR | AEZE M
] .
% EREOH | BEAW | JbER ek

RER

AIk

B RS VR A IE 25 4% B AF PineRiver %

45t
800

(LOF
HHIE

SRR, KRN MRE R, fild.

S, KB KAHE | 2019 410 A PR A F AL Y
TRHEIE TS | 9H Hrim, HEoc A
VIR, KR PR 2> =) 4l T2
200 FRHUr P T4 Bt WAL 143,

&
SN
b=l
H
(2
p=1

cninf%
E i aEif

com.cn




KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

ReEREAM, KEPIES b 3 K 2 18 5 g
Rl kb 7= 48 20 POIE 55 R B A PR 974 A F %
ReRE2H, K& FIE 50 B4, 2017 4E 2
Fa B0 oy Al 5 R R 4 HIMAKBEEEE
S, KEHIE 100 18250 HEWRAA, HiE
WEHERREEEH S, K HE LR,

T IR H T — i — % 3 R

P B oy JoAE 7 18 R L 4

2, KEHEERiIEsR
NGIE k-G AT S S
SR ESH, KERZTIL
fl B iR AL R RS
REERH,

1. RIS T ER H AR BT H 53546 A 7 vk e i e AT H A AR H 51
2+ “UEFFMOAERR” v “GEFR ML B SGE CIEZF A AL N SR BEARE TR HIAHSRAE o
4.2 EHNXHRE B WA B SAEVE R S 1B I3

AARE N, AIEGE NI QEFREHEGE) LS TSEAEN . AEeEeS
[F) A AR AT SV BT TR SR E , AR IRISEAE F L S0 T3 1 Ji DU A B R o FH 2 <
BE, AR AR PSR BT RS (B b, RS A N USRI KR, A I AR S B
AHZEHIAT -
4.3 AR BT Y
4.3.1 AP 5l B R $AT H B

MW, AFEAEPAT (AFIAFZ SN SOUE, ETT. BERRE0RE. 5
PATEHE SN, AP FrAREHE, G AFEE ., tHHRAS. BB E RIS,
HARUT

WIS, Al T AR EH G ILZ AR AT IR, P &5 H & 2 3L A w b
TP & LI FSERUR .

R G RE, Ar|FATHRFRKRE AT PR EH LN TH, SRRAGEH
FERGTRR R ARG N, PO A G EE TR, SR EHGEEEFREER

ZHPAT ) AT SATRBDZ GHIE, Pra s HE RS W 5 5% — AT RIS 5 -
oI (DT AT 5HN) WRE, NS, T RIEAER 5 RGN TSR W
GGy, PEARIE ST MR TARGURE,  PRAESS S AT I 2

BREEAT AN RS L, AR XRE B, RS, KR (AR AT 5400y

%5 0 13 W



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

PIRLAE, 78, BRI E AR R E AN, AT 0 vrAs, A m) 2w & 3R R & R )
RN /N S PR CE S A ERE R /N UK

AFP L 4 ANFERE R AT AT EE S, THREN R Tk, SRR,
XL 90%EAEACEX 1 HL 3 Hy 5 HEIAS S v BadhAT T ke, RIS A28 5 A i i
EIAT N
4.3.2 RELGAT AN T A

KAREN, AAAENIAREHES S5NZ 5 ATI NS, KRR H A5
FSAE B W FLTA AL By B I IR 2 H S B 5% A ) o

AARE N, RKIATEGA A 58 3B 128 5 FIR) 2 ik 1) 57 5 28 AT N o
4.4 REHNESR TR BIEST

2020 FZZFEH T IR BN T APHBIRHI SCRE, Ao B4R g, i ek 17
45 A BT I AR s B A2 B, i E AR B BRI, JUH T80 23 TUIMb 4 = 1
KR AFIER “ A", M SR CLE Ve ko3 Beah, B TR et R 2 e 1 2 [
WA RS, B TE A PRk, H7mRE fl RURE e LA 75 8 T B0 247k, EREETE 24
R R TIUARIEEE, RIKH . M52 PPT PRS2, A OG5 7= i BT b 35
oo AH T ZFEORKHIAR I PUR EAT, B KSR T AT AR, X T 2T &l
ERRIRAAT T e — € s ). T REE R E AT . W BIBURBIAL . S RlER HESh BT <tk A\ 52
&, PPI KMEZRBE N b, EHREFRACGE . 28GR AT RNE A BA 2R (HE
"JEBE . 5RKERMAEZETT RIS EANBORETTH, BACE T W% AT b N ik
LRI TE WA 7, 2 FRA 147 2 DATE P 2 SR T b ofe

FERAES, BAVPAGEF IS AR, (EFRBOR E A RE RN I 5 W IR Bl I, I FH 4R 30O i A1 4
AL T BURARAS 5 A A BRI R 72

2020 F T H T IR MBS T 2PHBIRII SRR, A osm B4R g, i R a8k ™17
15 A BTz i R i i s 738 A2 [l i B AR B BRI, JUH T80 20 Tl 4 = 1
K ARTER “ AR, Wi R Akt By . seah, BT B e R s 2 15 AE [
W EIH RaEH], ST AR, H7RHE fl RUR: R LAY 75 08 B0 247k, BdR By e 24
R R TIUARIEIEE, RIKR . M52 PPL (PRRRSZm,  AH G H 5% 7 Ji BIAT b 3%
o AHH T SR EARKIAR R LR AT, T RS M AT A R, T e T
ERRIAATI I Bl — e ). TR R E AT . W BIBURBIAL . Rl B HESh BT <tk A\ 52
&, PPT KMEZRBEE N b, EREERACEE . 28GR AT RNEA B2 R. E

6 0 F£13 W

=

I



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

BEMBE. SRR EZEF RIS ENRIEPETTI, RKE T W5 R TEAT L IR
ARIAGE BB RS, SR IRA T4 2 DU A 2 A Wb v

TEBRAE A, BATVHB P RS G 1F, 68 HOB BRI G B AR By, o P 8 50 R 8
BT BREARAT 5 FRA RNl BRI 1 7
4.5 WEHAZESH SR

BRI IR I G BUSEDY 1. 355 J0; ARG IS M HHERK ARy 15, 1%, k5t
PO R 2 12, 31%. AR HIN HISERERR 29 0. 0774%, FEEALERERRZ M 1. 2245%.
4.6 |MEHIAZESTFAE NBRESFH = ETE A

AR G AR 5 0 P9 O 4 R N B 4 T 7 R T B

§ 5 BEASHE

5.1 HEKES B H AW
e Tit H & (o) d RS B (%)
1| e 252, 515, 752. 39 89. 81
Horpe 5 252, 515, 752. 39 89. 81
Rews - -
fi] 5 WAL 7 P % 32, 800. 00 0.01
Hrp: fiige 32, 800. 00 0.01
BEE CHFUESF - -
4 | REREE - -
5 | GRbfiTA SR - _
6 | EANREL@ME" - -
Forpe W R I SN R - B
SR T
7| ISR R AT ETT 21,101, 248. 64 7.51
HoAh B~ 7,511, 128. 37 2.67
&it 281, 160, 929. 40 100. 00

5.2 |REHRBATW A RNBERRAS
5.2.1 MEHRBEE R ROBABERRAS

G A7k 25 ~RmE o) i 364 BT 7 1A B (%)

N I/ 3N/ N - Y| 4 3, 812, 467. 80 1. 40

B | Kk 6, 189, 897. 67 2.27

C | ik 123, 337, 585. 16 45. 29
7. T, R SoKAE = FI

D AR 5,215, 477. 83 1.92

ﬁ;
-
b=l
H
(2
=



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

E | &5k 5, 066, 683. 59 1.86
Foo| e mEEI 2, 650, 401. 80 0.97
G | ZidiEk. EhEAmEEOL 7,215, 773. 76 2.65
H | fEm Aok - -
I ézjifgﬁﬁ‘ BRI B E A 10, 558, 142. 11 3. 88
J | &Rl 66, 110, 099. 93 24. 28
K| =k 9,571, 484. 20 3.52
L | FSEFIR 55 5l 3,686, 018. 44 1. 35
M| BFEER ARSI 1, 748, 073. 60 0. 64
N[ KR FREEATA SRt B - -
0 | BERMRS EEAHAL RS - -
P | #HF\ 330, 225. 00 0.12
Q | PAEMMSTAE 3, 147,971. 54 1. 16
R | 30t fREFGIRL 1,674, 822. 13 0. 62
S | Z%H - -
it 250, 315, 124. 56 91.93
5.2.2 & BIRBPRB HIET A RBEHNBRERTHE
A5 AT ARME o) o 4 B i AE L A (%)
A VSN N QX[ .
B P4 - -
C il b 1, 866, 251. 79 0. 69
IV VA NI /S WS
D B 17, 462. 70 0.01
E jEiitn 4 4, 244. 40 0. 00
F bR 4, 883. 60 0. 00
G Zidisi i ATHEDLY 1, 824. 00 0. 00
H {E 7GRl - -
&R AR B
I AN 290, 077. 50 0.11
J il _ _
K S i =l 5, 605. 00 0. 00
L FH TR 55 B 55l 5, 350. 00 0. 00
M FFERE FLANE AR MR S5 - -
N gi?ixﬁﬂuy%&mﬁ; 4,928. 84 0. 00
0 JE RS B EEFNH A AR
%l B R
p HE - -
Q PAERESTAE - -
R A AR E AR R - -
S oh - -
it 2,200, 627. 83 0.81

%8 U 13 W



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

5.2.3 WEHRBATI 0 REVBBER R RERRAE
T RIS IR AR FFA BB R B .

5.3 MEHIRIE A O ME G2 ST FE AR/ HE PRI AT+ 2 RS R A
5.3.1 IR EHIRIBEE R A YA & 2 & 57 8 B AR R4 B8 %

G
R R WELH | HE B | ARbE Go| e
tefsl (%)

1 601318 Hh [ S22 186, 890 | 13, 343, 946. 00 4.90
2 600519 GOMERE 8,789 | 12, 857, 252. 32 4.72
3 600276 FE 5ty = 24 64, 355 | 5,939, 966. 50 2.18
4 000858 i R W 33,603 | 5,750, 145. 36 2. 11
5 000333 FE A H 84,688 | 5,063, 495. 52 1.86
6 000651 1% I HL 2% 83,017 | 4,696,271.69 1.72
7 002475 S 72,714 | 3,733,863.90 1.37
8 600030 A SRS 146, 717 | 3,537, 346. 87 1.30
9 601166 PVARLT 216,430 | 3,415, 265. 40 1. 25
10 600887 BRI A 104,710 | 3,259, 622. 30 1.20

5.3.2 G HIRBAR I T A RHE 52 B = LB KN EERR B BT 4 IR =B %

E B

P B 2 WELH | MR B | ARbE Go | T

tesl (%)

1 688396 IR T 15, 358 638, 892. 80 0.23
2 688278 FEEAD 8, 002 540, 935. 20 0. 20
3 688080 B E 2,233 193, 623. 43 0.07
4 688568 ok E 9, 642 156, 296. 82 0. 06
5 688377 T 7R 7, 406 121, 606. 52 0. 04

5.4 HEFIRIE G MM REBMFREAE

7% A

~AHE O

G R R E ] (%)

1| Exfizs

2 AT I

3 S fids

Horb: BORVEE RO

b i

A b i S R %

A ZE A

A CRIAZ#f50)

32, 800. 00

[ A FR

Nell Bo ol BN I opl BG) I BTSN

FoAt

10 | #it

32, 800. 00

M
©
p=il
H
&
=




KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

5.5 MERIZ A O ME G2 S T #E AR/ EEF RO A B 8 4

BB
el (%)
1 128112 HOR¥E 2 328 32, 800. 00 0.01

Vi AEEEARMEIANGEFE ik — N %,

5.6 REHIRLA RYHE 5 S B = FE LB/ R4 B = X FHESF 8RR
i

Vi RS ARG ARG R SRS

5.7 G HIRILA LHE 5 S B 7= FE LB R /DR P B0 142 5t & IR B 5 B 4

H: AREESRIRE IR KEA LR,

5.8 A HARIZA SCHME oG H B 7FE H) R/ HE P R BT A2 AUE R 35 B A

Vi RS AR ARG BUE.

5.9 G HIRA TS B H R IB AL 5 1B 0L U A

5.9.1 REHIRAE S KB BRI CR A A

Vi RIS AR AT AR SR

5.9.2 AR B BRI PR EBOR

Vi RIS AR I RIS

5.10 G PR A EE B H K EFHEI 5 B0 v

5.10.1 AHE AR EBUR
AR H G AR A5 U ) A R A5 0

5.10.2 REHIRAZES BB K E AR RS 5R 2 9 40

Vi ARFEE ARG A TE E BN SR

5.10.3 A E AR KRG
AR R G A AT T Y P AR R 5T B 0

5.11 AHAEGWEME

5.11.1 AZESE R BIET B UESF IR AT R4 A 52 B 25 AR 4G 51 ) 175 100 1 3t B
A S P S S AT T SR 0 RAT R TE R A T L SR AT, TEAER S b AT 4

W EATFF. 405

5.11.2 EEHF R+ 2 REE HEE S FR e 1)8E B = B I U B
HEERRMIN B, BRI E S FIE &Ik B2 2 N 2.

010 U1 313 7



KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

5.11.3 HAWBEF=H %
Fs E &8 ()
1 17 B ARIE 4 30, 366. 30
2 ISCUE F5 5 B3k 5, 969, 618. 70
3 Mgl -
4 N IBSS 1, 710. 69
5 IS H e R 1, 509, 432. 68
6 HoAth UK -
7 R 2 -
8 HAth -
9 &t 7,511, 128. 37
5.11.4 REWRFEHE I 40 T 5 B3 K v] #8535 B 40
E: AERESAREARKRFFA LT R E65r (#6557 ),
5.11.5 HRE KRR+ 4 R P AR TESZ R IB R 38
5.11.5.1 & HR IR B AT+ R = P AR Tl 52 R A% L ) U BR
T AR ARG WIRT B TR+ 2 B S RIE 2 FRAE O
5.11.5.2 W& BRI F 5T .48 B = e I E 52 KR 15 L B U B
. . o | DRESZRRGRAME) | EEERE |
5 % ARG % ZE 44 FR A GE) 1 H B () VLI 52 PR A O i B
1 688396 T 638, 892. 80 0.23 BRI A7 R
2 688278 YrRAEY 540, 935. 20 0. 20 I8 2 TR
3 688080 AL By I 193, 623. 43 0.07 B A2 R
4 688568 hRLEE 156, 296. 82 0. 06 A b
5 688377 18 R 121, 606. 52 0.04 B A B
5.11.6 B EHEMERERNHAMASCZHR I
BTV AAMRRE, 02 M5S0 B A ge AR % .
§ 6 FFHRESDFED]
BApL: Ay

0T SIS A B < B 0

162, 830, 806. 70

e ST ] e <5 5 HR U 473

62, 419, 555. 54

k- i o ST 1) 5 < i Bk [ 47

24, 349, 530. 91

B

T S ) B g Hr 2 AR B A (AR A/ LA ="

e ST A S, < 43 A0S A

200, 900, 831. 33

11 7 4k 13

=




KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

§ 7 ZREBHENCHERRERELESHFR

71 BEEBEARFH A ESHPRINFIL

BT A
5 FA AW & BN R A AS I 440 7, 685, 626. 44
A5 T TR) SN/ FR ) A7 -
A5 A A 1) S 1 /6 [ A7 5 -
el W RS HNFr A AR &3 7, 685, 626. 44
s WA R BT A L A0 40 5 FE & By 5 83
LB (%) ’
7.2 HEBENCHBEBERERELEEST 5 HH
E: ARSAREYWLESERNEHEE R SKEAILESHEMN .
§ 8 M HA IR FTMEBEEELS
8.1 MEHNBE B EREFFESHHLLFEREBE T 20%H1F R
# et Wi N A S e B AR AL 1B 1 A AR A SN
; A ‘
| gy | ARG 1) e e || i
% | L | AFIEGE B 20% o g i ESR R H
j”;lJ iS2 E@Hﬂ‘l\Eﬂlzl‘E—J gD g UM
iz 1 | 20200605~20200630 | 28, 956, 381. 51 | 14, 825, 055.60 | 0.00 | 43, 781, 437. 11 | 21.79%
A
A

77 R AU

AI AR AL B — R B A S e AL BT 20500, %2 e B A KRR (el A
iy, FTRESFEI KSR BRI KU st U
e S X IERIEPN Y SN AP € S b 6 v i e o

Rk, (RN R

BT AHEFF ST 5000 F5 TR
A T NG Kot R DA R ] A L

8.2 MR HE R EMERER

AFE AR I TR B R I A L EAE

%

12 i 313

=




KRR 300 TEE(LOF)2020 4E 45 2 TRk ih

§9 FENMFEZR

9.1 £&EXHE=

Lo o [E I M 2 A 2 4 S A 1) ST A

2. (AR 300 FREOIEFF BT AL S (LOF) FE&EFD:
3y CKERIPIR 300 FRHGIF 4 A4 (LOF) FEETM);
4y (KRR 300 FRFIEFF B34S (LOF) FHH U FH);
5. VEEEE L

6. FEGEHE NS TERAAT . B,

7. BEEFEE NS TR B,

9.2 TR
AT SR T R A H R/ S S 4T NI 75 A il
9.3 & H R

Pt v BB G I/ B ST AW Ip A P e/ U N TR il G 9% 45 ) 2% 2550
Mo FESCRT ARG, Bt Al 76 & HRI 8] Py BUAS 46 25 SCpR i S R ko s Bk

BB ARE BUAEEN, SRS E A KEREGERARAA.

& PR SS HC FLAE : 400-888-2666. 010-86497888.,

MHE: http://www. csfunds. com. cno

KBRESEHFRAH
202047 A 21 H

13 71 313

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式




