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g Lpnd, AFEeHREtE R, JoERRaE XU .
6.4.13.4 T MM
FE T RS2 TR B TR T 2B AT R . BUAKIER . 1080 BEAE & A 3 B 52,
FHEE G AR T A RS, et 7RG 58 b b TR SRS ME X TS 8UR
ENE . —fRRTE, T4 USSR T IS < T I B RS, AR AT R AR 2 IR, i e A A 5 LS
R SR HE B I I XU, H At S 2 1 XU e 22 B T 1 AR FE RS F T LSS, L35 0 2% XU
AN USRI A R S <
6.4.13.4.1 FZ XK

) 5 IR 2 i ) 2 U < TR 2 SR B BN SR I T 32 T I R S AR B i R AR BB T R
fro AFEGEHAEE AL, OV RESMERS (VAR) 2877 R PR 53 240 & rh i 23 O A1 %
58
6.4.13.4.1.1 FZ X i

Bhr: NRMG
N: G S \ ‘
14N 1-5 4 5 E AitE it
20204E6 A 30 H
BrE.
GRAT A7 K 7,289,479.41 1 7.289479.41
G e D R 482,307.25 482,307.25
7 RIE 4 38,399.50) 38,399.50
< o PG R 17,543,443.58 17,543,443.58
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ISR 25778 S K - - - 1,462,742.90 1,462,742.90
MR 2 - - - 319.36 319.36
FrE et 7,810,186.16 - 4 19,006,505.84| 26,816,692.00
A5 :
W AJ B2 [A] 2% - - - 6,745,290.42 6,745,290.42
AT BN FR M - - - 35,178.57 35,178.57,
INERER = - - - 5,863.11 5,863.11
AT A 5 % - - - 40,939.90 40,939.90
At 7 £57 - - - 97,012.38 97,012.38
ittt - - - 6,924,284.38 6,924,284.3
8
R 2R AU B R 1 7,810,186.16 - 41 12,082,221.46 19,892,407.62
EEER
2019412 A 31 1A 1-5 4¢ 54Dk AitE &3t
H
Ligat
AT LR Sk 6,340,928.79 - - - 6,340,928.79
G AT 4 497,851.64 - - 4 497,851.64
7 ARIE 4 49,535.02 - - - 49,535.02
T o A e - - 41 76,421,867.73 76,421,867.73
ISR 775 S K - - - 96,771.65 96,771.65
NSRS - - - 1,658.00 1,658.00
AT HR I 2R - - - 20,717.54 20,717.54
Brr At 6,888,315.45 - 4 76,541,014.92 83,429,330.37
A5 -
AT T2 [R] 3K - - 4 122,629.13 122,629.13
AR BN FR M - - 4 129,935.89 129,935.89
NATEE 7 - - 4 21,655.94 21,655.94
AT RS 5 % - - 4 11,376.12 11,376.12
At 71 457 - - 4 26,490.67 26,490.67
Ui TigsSeay - . - 312,087.75 312,087.75
) 2R AR B B 6,888,315.45 - 4 76,228,927.17 83,117,242.62
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6.4.13.4.2 SMC K
AFEEHIFTE B KA AR i, TN A .
6.4.13.4.2.1 AN R BRIBBURRME 23 A7

AT AR AR B L AR A INEBESE

6.4.13.4.3 HABMHE R

FoAb AR ARG 1 52 5 14

A5 B 5 L4 AT 24 A4 2
Z. betaff. XM ERT (VAR) ZE4RFrIGIEHEY

6.4.13.4.3.1 HAhfrak X0

o ANHS
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MR Barra KUSE RS,

5 T I ) T 3740 Bl XU

R~ SRHME
REFRAEZE . BRERR
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AR AR
2020 £ 6 H 30 H 20194 12 A 31 H
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N R E N
18 EL A5 18 EL 151
(%) (%)
T o M a e — IR B R 17,543,443.58 88.19 76,421,867.73 91.94
T oM E s rs — e w %
T A — R i
A SRl e — BUIE Bt
HAth
it 17,543,443.58 88.19 76,421,867.73 91.94
6.4.13.4.3.2 FHABM#E XS FRIBURME BT
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e (s ANRMIo)
AH 2 XU A 5 1) A8 5 A AERER
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2020 4 6 H 30 H 20194 12 A 31 H
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(1 AL S ETHE R SR T

ANCAZ SO T B 4B R B 7 A0 5 3 A0 45 RLSGROGUR oAy i b A7 f5, UK i (e i T 4
LRI

(2) AA SO E TR R T H

(D e TAARROHMETHERE

ARMATESERTRIZER, B b E TR S B A B2 SR AT & AR
JERIRSE -

H B MFEG AR R T RN .

SRR BRES—JE A NAB AR DR B A7 5 B A B T LR (A A

BRI MR B G AN T S AR -

(i) #EREAMTEARMNE

T 2020 4F 6 H 30 H, AFEEGFA ML RUETHER G TADETH BRI REAR
M 14,559,834.00 75, J& T3 —ERIIREUN AR 2,983,609.58 76, Joj& T-55 =2 IRAIEHT (2019
F12 A31H: BTHE-BRPUKFONART 70,841,689.73 7t, JETH - ERMREANRT
5,580,178.00 7T, )& T =2 KA.

Gii) 2 S E T s 2 U IR) ) B KR )

XFFUEZRAS S B T HIES:, A LS RIS . 225 AEER. 8 TR AT RATSEIE 0L,
ARFEE ) TR 258 G KR H BT L 5 5 AN R 1 1) B BR85S TR AH SR ) 4 Se i 1 71
N ZZREBEE =2, RIRE IR BRI A SRS 1A RANME SN —Z K.

2. B et EAh, R TGRS G 00 7R S0 I ) FLAth 2 L

7 BRAEHRE

7.1 MRESTEAEHRL

SRR NIRRT

75 i H Al S B E S (%)
1 EhEs &5 17,543,443.58 65.42
Hope R 17,543,443.58 65.42
2 FEEH T
3 ] 7 WAL 7 45 %
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P SCRRIESR - -
4 Dl s - -
5 ST S - -
6 TN IR G il 9t 77 - -
Horp: KR ) SE R
B4Rt
7 ?E%fZ?%kinéggiéﬁ{ﬁézé§ 7,771,786.66 28.98
it
8 FAth & 31557 1,501,461.76 5.60
9 &it 26,816,692.00 100.00
7.2 WEHBRET LS RBERRAS
721 WEFIRET WA KRB ARERHAS
| N REON b
A R R ARl ; ]
B | Rk ' '
C il 186,946.02 0.94
D HLg. 300 R BOK A P R R - -
I 652,536.00 3.28
kA ZAE - -
G ASIEIEH . g A IREDL 2,796,663.56 14.06
A MO, - -
| 5 RARH . R B AR R 5 ) )
J Zeml 13,907,298.00 69.91
K J5 b - -
L HEL B 25 iR 95k - -
M FHERF SR A RS - -
N IKF FRBEAN A L it i EE - -
0 Ji R SS A E AN AR R 55l - -
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Q PAARE S TAE - -
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ann 17,543,443.58 88.19
7.2.2 REHRBAT L 2R ER R R ER R AHE
REEE ARG IR AR B W E B R I 5
7.3 IR A SRYHE G5 ZEE B = E L R /MNEEFF T A IR = 8 3 B4l
Sesr, Nt
b3 SR PR
Fa | SR Ji% 52 44 FK (k) eME
{E EL51(%)
1 601816 TP R 453,268 2,796,663.56 14.06
2 601318 o [E P2 29,000 2,070,600.00 10.41
3 600030 RS IESR 81,300 1,960,143.00 9.85
4 601688 2P STl 104,100 1,957,080.00 0.84
5 601009 R BT 247,900 1,817,107.00 9.13
6 600036 R ARAT 52,500 1,770,300.00 8.90
7 601601 SRES N 46,600 1,269,850.00 6.38
8 601398 TREARAT 230,300 1,146,894.00 5.77
9 601818 Fe RKARAT 305,800 1,094,764.00 5.50
10 601166 MAVARAT 52,000 820,560.00 4.12
11 601668 ERNESEEE) 136,800 652,536.00 3.28
12 688080 Ly i 1,340 116,285.20 0.58
13 688081 MR 1,682 70,660.82 0.36

7.4 MEHAREEEASHEAZS)

741 RIFENSHHE HIHI RSB 1$E 2%80HT 20 44 KBB4

SRR NIRRT

o B 4 %
5 i =S Ji SR A R N N X I A EL A
(%)
1 600436 FrAFEE 4,422 314.62 5.32
2 601601 HH [ R PR 3,994,864.34 4.81
3 601668 Hh [ @ 3 3,824,000.00 4.60
4 603866 7= akal 3,783,698.00 4.55
5 601816 H Tk 3,159,922.00 3.80
6 601288 FAMVARST 445,900.00 0.54
7 600030 HEUESF 317,380.00 0.38
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688158 AlES 84,071.90 0.10

603195 NHEEH] 80,792.55 0.10
10 688208 TE RS 61,728.24 0.07
11 688318 L=y =k 56,175.43 0.07
12 601778 mn RHRHE 53,965.13 0.06
13 688186 JREEA 47,258.64 0.06
14 688189 R HT I 24 45,561.76 0.05
15 688222 ST 45,144.00 0.05
16 688051 R 41,156.10 0.05
17 688159 AT RH 40,984.90 0.05
18 688466 SRR 39,769.76 0.05
19 688228 SN 38,637.52 0.05
20 688085 =R 38,147.20 0.05

TE: AW NI 7.42, 743 BFSRANEIERG Qi EEECN Hik. B, fif.

B R AT RUEESRAS IR 22,

SFPD ISR, LA,
KRB ET A B U H ) 15, AHIEMRL 5.
7.4.2 RTHSEH SR IR G R $HE 290ERHT 20 424 KSR B4

F TR
CSEANEAT (BESEANBEERAT)

ity L EBRSE . B, EANIW. RAT N IR S ATAL
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SHis: NRMox
b R 4 Bt
¥ Ji ZEARRY JIE 2 A4 R AR RS S FE A LA
(%)
1 600436 JFrAFEE 5,449,508.23 6.56
2 603866 7 ESTREN 5,174,980.40 6.23
3 601328 CIERAT 4,586,105.00 5.52
4 601288 FAMVARST 4,276,923.00 5.15
5 600000 THRARAT 4,174,719.00 5.02
6 601939 BT 4,101,686.00 4.93
7 601166 MVERAT 3,707,081.00 4.46
8 601658 M i A7 3,661,661.46 4.41
9 002142 TUARAT 3,564,142.00 4.29
10 000333 EMEH 3,441,431.48 4.14
11 601818 HRAERAT 3,413,170.00 411
12 600036 AR ERAT 3,405,595.00 4.10
13 000001 P ARAT 3,271,697.00 3.94
14 601398 TR HRAT 3,087,276.00 3.71
15 601009 AT 3,021,636.00 3.64
16 601668 Hh [ 2 3 2,847,606.00 3.43
17 601688 HFRIETR 2,628,588.00 3.16
18 600030 HEIESR 2,583,216.75 3.11
19 601601 ERIE NS 2,326,422.00 2.80
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| 20 | e01318 |  chEYm | 1,946,102.24 | 2.34 |
7.4.3 TNBERII A B A0 B S AR BTN

SHERAL: ANRIT

SENBEEERA (A ) A 20,970,713.48
SEHR RN (R3S BV 75,299,893.51

7.5 BIREGSFMF SR BEHFREAS

AFE AR AR ARFFAT 557

7.6 BRI A RMHE 5 EE T FHE ELAIR /N BB LA R BRI A

AFE AR AR RFFAT 557

7.7 BRI A SMHE LB E KN BT B SCRAES B A

ARSI AR T AR RFAT B SRS

7.8 WMEWIAREA RYE B EF = E BN R 14 Bt & R B 3 A 4

AIEEAM G IARR AT EIR .

7.9 BRI A FMME G EE B FE LA /R BYBT AR BGES 3 A

ARSI AR AR AT BGIE -

7.10 MEHIRAE G BT KBTI 5 H LU

(1) AEEGAMRE HIARRFA B 5.
(2) ARHE ARG N RIEAT B 55 5

711 EHREE SR IEGHRZ S 1B U

(1) AREE ARG ARG E U
(2) ARFEEGAIRGEHINREATE G555 .
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7.12 BRHAGWREME

7.12.1 ABESHEIIATBIUEHRAT EiRd, ERIEFRBERAR . ENKRAT A RA
FLEHR S i) H AT — 45 0 8 52 B oh N RARAT AL . R RAT I A BR A R L+ [ LR 4RAT i 1
BBRAF] P E A RHRAT B 40 BRA R ZE AR 5 ] H AT — 47 P 84 52 3 b B ARAT (R I I B L R
CE R ERAT B R A2y, P ERS B R RS BUHIRHHU AT .

AREEG N L3R F A RAT A AR S5 I E USR5 A5 A DOE R R S A T 2R . PR Bik &
PRAN, A B GE I HARRT 14 UE S5 I R AT B AR B O ) SRR A, BrE R A G )
HAT—4ENZ B A iE T LT,

7.02.2 AHE AP, FESHLT AT 42 B EEA I A A TR R 1) 45 P SR PE IR 1

7.12.3 AR FoA & TR =4 B

Hfz: NRMT
i) SRR G
1 A7t ARIE 4 38,399.50
2 CIEZ# T 55K 1,462,742.90
3 JSZHA )
4 ITASEIDSS 319.36
5 JZUSCH Tk
6 Hofth 2GR
7 T 2
8 oAt
9 it 1,501,461.76

7.12.4 JARKFH BIAE T 5 B AT B i 25 B A
ARSI AR T AR FFAT AT 5 B 0 e e 7 -
7.12.5 SAHI 144 B 5= A A FE U 52 R R L B i B
SRR ANRMoT

TUESZBRE 1 | RGN | RIERRE

et e fE LE (%) DL

Fes P2 | IR AR

1 601816 ek 2,796,663.56 14.06 PR 22 i
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8.1 HiREEMEHRE NP EFTFENGEW

8 EEHFRAEAER

AL

FrA NG
F R
A NSO LIk Ak e e N =
S E
ES SR H7 o i L 45 ESRERp g 7 A L A
2,986,109.8 25,314,857
215 131,632.41 10.55% 89.45%
7 37
8.2 HIKELSEHAKMEUN RFFEAZEEHHMN
I H FEAmHUE () 5 FE & A A EL A
EHHANTA Mk
1,254.64 0.0044%
INGESZ
8.3 HiIRELSEHEARNMNELNRFEAAFBRRESHHEEX FFIHER
| RSP ENBERXE i)
AANFSPFE NG e TEM 0
WA 157 N A AT 4
AIE GRS HEFA AT IS 0
9 HBAREEHEES
B
HEAFAEME (2017 411 A 27 H) HEEMEURE 200,394,449.55
A HH HAH) 3 4 0 i 112,467,768.22
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A HASE & 5 4 4 27,008,101.35
P AR B G S (B 47 i 111,174,902.33
AR B SR AR B 40 -
AFR A HH AR FE S A0 RS 28,300,967.24

10 EXRFMHMER

10.1 EEHBRAE ARSI

WG HIN, AF4H 2020 46 H 8 Htg 4 2020 4 7 A 7 H 15: 00 1ELAE Ry A FF B4 040
R NR2, B CRT T R R TR ERC B IR A AR 5 A & 2 1B R B & [RI A SRS I I S )
102 EEEHEA. BEFEEANEIEEHRERTNERAFRS)

AFEGEINT 2020 4 7 H 11 HAA A%, H 2020 47 H 11 Hig, BHEHEAFHEEL
ARG, A R A A B

KGN, T AR GIEE N RS E TR E RN RS,
103 BRESEEA. ELEM=. ESEEWEHHFR

AARE AN TG AT G E TN B EETRE LSS URA ST,
10.4 FESHHRIE KR

AR 15 1 P9 A 45 S R R A U
10.5 AFEESHTH IR STHTES HriE

AAR A N AT SIS R THIm S 5 PR K AT .
106 HHA. HEEAREREEEN R ZEESLTERHR

ARG I, ARIEGEBN . FBE ARFEE WSS 81T S A R s 8 BN 51 o A A B Ak 11 55
e
10.7 EGHAER AR5 AITTHA REL
10.7.1 FEEMFUESSA TR 5 BTt AT B KA &S AT B

SRR ANRMo

5 WAL 5 NS A Z 7 v A 4
77 1 44 R Ly - E%%? E%%ﬁ HiE
- R AZ 4 SRS S 4 S REN
o Wik LA L
I RAESF 3 3,408,139.15 3.70% 3,164.53 4.65% | -
e 2 7,095,477.48 7.70% 5,188.89 7.63% | -
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[l R IE 57 1 10,106,643.36 | 10.97% 7,390.85 | 10.87% | -
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T R AR AR R |
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B EEHINEGY HIARME, AR TARE I AR GHRE G SR, FEE HEERH
SRRSO AT TR B BEEAR KA IELT o VRS AT AR & EE N, (www.gffunds.com.cn) T
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