i 3 FHAEERKEEE RIGERE
BE RN R RS (LOF) 2020 £55 3

FR IR G

2020 &£ 09 A 30 H

HEBEN: HHESEEERAR
HEXEN: FPEHETRBERAA
EHHEHB: 2020410 A 27 H



AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

§ 1 HERR

B NI) FEF2 JHE FOREA I TR B B B8 = IR R EE K
B, RSN LSRR T R S R A AN T B T AT

IR E N EEAT RO A R A AR ARG EFRME, T 2020 4£ 10 H 26 HE& T
ARG M 5 Fahn . P ERIANR LGRS SN, RIER N BEAEERE B3
e MR B B R .

B PR ARSEAE L B RS SR SR A BEAE PR B, (AR IERE B —
E ] o

B AN SO AR RR I BT WU, 5 AR 5% 5 D S A S A7
Bl B A S R S A

AARE I 55 TR G H T

AEIAE 2020 E7 H 1 HEg=9 A 30 Hik.

§ 2 FEE&7= NN

Fe G TRFR M 3 FH RIS ACE (LOF)
Iy N TR EETE]

HeF R 161728

A 161728

F&iatEr A L RIFF TR

F&ERAMH 2018 £ 7 H 5 H

T R 4 A AU A0 24,716,525,188.03 13

R R A RURS: (RT3 T 5 36 SRR Y S LA HE X 35

% H R e N e
RS G, S I KR R

A4 32 B B I SR LB S IR S, ARG A
BAEIAN, 2R F 00 0 B R L ok e T 5 SR R [
SE SR8 SR = Fh A5 SR

1. %R E R

A FE L B P B AR M PRI SR B RIEAT
TEOL T EZG R RGN, ENERT™ . BERER
P RS BE R A = K 2 R R g AT AR R IAC ., I
R PRI PR TPt 33 B 1 4 % 7 P L B A o

2. BSOS

FET R EMEATE . FART GRS T AR, 8 Xt
W B T I SR IR NI AT, A e B (A R 35 R0 AR
IR I C S I SR AT I T, dESR AR B I K IR E
W1




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

3. [ AL A R

A 4R FH (1 [ 7 AL 7 5 WS B 958 5 3 5 S S S 53 77
T8 S, I R 4R RS G . A HSRNE . AR
SE R SRS AN J5 I P R 25

—. HAHBEMAN: P 300 5B E *60%+H fk
MR *40% . ¥y BG4 (LOF)
Ja:  UPIR 300 FEEUN R *50%+H i 4B Bl R
*50%

b £t b B i

AT G VR A TS, TSRS AN SR XS - B il
MRS IS, R TREAES . ARG UR T
RS LB I S R B R SR, TS I RAT A
WP B I 5%, B LG = 2R (3% 5 ARG 5 N A% B Bl B 5 8
HATA&H

IR HAC B 45 1

&
&

N R e E AR AT
A T EARAT Bt A IR A 7

e
&

o | R
o5 | mE

§ 3 EEWM SR NESIFERI

3.1 EEMF

Hfr: ARt

FEW S e bR WA (2020 £ 7 H 1 H—2020 469 H 30 H)
1 AHA 2 S i 2 766,945,184.75
2. A AR 507,006,018.68
3LV 351 355 4 2 A BRI 0.0205
AR FL T 1 27,424,504,858.76
SIHAR I BHE 1.1096

E: 1o EIRES SRR AU RA NNWESE 5 8 G 1 & ], T N2 e SERriic it
P EAR T Fr sy

2. AWC LIt fE R AR WO Feoileat. HABBN O & 2 et (22 s
i) FHBRAE R SR TS O RAT,  ASIRNE A s Bt n_EA 2 e (i 32 shiieas «

3.2 BR&EHERI
3.2.1 AR EFE SO FFEM KR R H 5 R HANL S H B EE s 2R i
N % RE [ pi X Ml 45 L g
GEIRE R o SR | =
B ‘”zgg Kb X&EE;‘@ wisxk | 00 | @@
©) o 0
HE=AH 1.89% 0.30% 5.36% 0.94% | -3.47% | -0.64%
TESNH 2.30% 0.24% 12.65% 0.78% | -10.35% | -0.54%
TEk—4F 3.24% 0.21% 12.26% 0.82% | -9.02% | -0.61%
B4 4 10.96% 0.16% 23.53% 0.83% | -12.57% | -0.67%

%2 0312 ;T




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

TR | | | | | |
3.2.2 HEESAFIAEROI RIS Rt (1K 33030 B H 5 R M 8 B A e
RS e

i 3 FHBLZFRRELE (LOF) R d B RS R 41 bR i R 1Y
[ 52 7E Hox) b

28.00%
24.00%
20.00% |
16.00% M
12.00% PO N A el
8.00% \

4.00% 1] .

0.00% |ARATA
_4.00%

2018-07-05

2018-08-17

2018-09-29

2018-11-11

2018-12-24

2019-03-20

2019-05-02

2019-06-14

2019-07-27

2019-09-08

2019-10-21

2019-12-03

2020-01-15

2020-02-27

2020-04-10

2020-05-23

2020-07-05

2020-08-17

2020-09-30

—HE 3 FHEE PR

h
912019-02-05

— i 3 FEAERERIE Y (LOF)

RN KE
B AN 7

§4 BEARE

4.1 B2 (RESZIHPAH) FH

EATE S g 2
HIRR
ERHY | BEAM

i
JIN
a3

wa | s B

B, fid. 2007 F 7 A IINAE E AR
17, AEBREEIBHFIFLS R 2009 4
12 AP BT R AR AR, AR5
ERXGHEIFL T A HTEE; 2012
1 HAMARGBREEEHERAT, 9
(TRELHPE, Re4aHm; 2014 41
HAIMAHAREFRUESF R D ARAR, &
R ER T E N B
HEEAM; 2019 FIMARE RS EHE
FRAF, BUEHN 3 FE5 s kg
£ RIS B R S RAE R R R R4 (LOF)
REsH,

B, Zrt, 2009 4 7 AL
FRIEGERARAR, EHEE, N

“ 2019 % 9 ] 10
H 16 H

HO
o

2018 4 8
H17H

A

~




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

it}

HEMAT BiFrhpse. KETY
SBSHIF 7 TAE, 2012 4F 11 A6
S P PR o ] [ e U e R 85, AT
TR, TR 2B IR AR A B 5t
B HB AR SR BRI R
B, Mg R ERAG AR
TEEEE . R 0l RIS B IR A BUIES
PR R RERARRA B
TG AR 2ok RIS B R A SUIE S
B RS AN = S H BT f
FANE SIS . R —E
Wi RS 3 W 3 4 . R Fawie B
FER & R B R 4 . HH R &I 5
BN RIS R RAf
RFAR RS S AR, BUTRE TR
i 5 S A i o R Y
IEF IS HR R AU SR 1
TG R AR T OR A IR SR
PRFESE . FEEF A R RIE %
PiAEA . R 3 B EE R R
TG E IR A AR S (LOF).
PR VAN R R A T B T8 £ 5 R AE S 4% 5 2k
& R 3 A H E s Rk
U WITEEs o S S (2 T £ i Pt = S
WHR G BRI R R SRS 4T,

e

AEE G
Hes
#

2018 & 7
H5H

B, Zprmt . 2007 4 3 H DA EZR
RE&EERARAR, YIS RKAZS
FH; 2012 4 8 HIMAKEREESEEE
FRAF, EATR 5 M R k2R 5
2ZE 2015 4E 7 HIINFH AR
AIRAF, SGALHEFEYRERERS
RUNEHH GRS ESH, PUTHRE L
R 5501 0 s SHE 47 i 48 2 R G i B VR
HERNEHBE IS (LOF). i 3 4H
PHIE AR dik % i B R TS T B VR A B E S
k4 (LOF). MR FERRAIGHERSE
RF AR R4 (LOF) 43,

FHRLL

AEESE
2t
2]

2018 4 7
H5H

%, fit. 2013 4F 7 AIMAHRE R &
HARAA, BT 5HAL S s 2015
2 A TR RS B AT E S g A
FBRAR (HREEEEFAFD, (T35
ZHL; 2016 4F 4 AR ESE A
FRA BB 500, AT = g
FUOR, DUATAA RS 22 it AU 7 B SR 4%

A

~




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

&)

LG T I R IE I R A AR
DI AR G B SR B
& A 3 EE IS 1 B L RS
HIRAIIEFH RS (LOP). Rl %

NS
N

IREF RO R e e T,

E: L AR EEESEEIER ARG G FAENH, FERELIEERH L
L s 2B EAE H O AR S BRI REM AT (X0 HI;

2+ UEFF MV AE SR THRARHEE MAT WL B2 GIEFRL MO N A RS B B A ) G THIESR
ML BRG] AR S E o

4.2 BE ARG WA SBEEM T H KU Y

FGEINREY: FEARRE I, AFEEE BT Sy (e N IR EHIE I3 $5 55
SE) « (ATFEFRIEF R R G E BINE) S5 RIE L S FL A TSI it 4 U A R
DUB AR I 4 (125 <0 5 [R) A R A ISR IN 2008, AR ISR . B R ST SN A5 B AE
PGB, AR A0 AR AT T, e A NEORIROR 2t . AN, ke
IBEBAREEE M, TR ERESRA AFZRIAT AN, RSN RTEE ULRRE T Eaa
FAFBEE I P H 5 R I ALE

4.3 AP G LTI A

4.3.1 AP35 H E R PATHEOL

FEEN CENLREE MW AT IR R R SRR, IR BB AL A AT R
WRFN = EEEHNEL T A HEE IR R W, & B A &k B 5L
eSS EE A @B IR, MR ET Rk . SR E i, )5
HEABER A TSR T IR ST R 7, BB & 2 PRAE RS A AT DL 2R3
L R PR ) A 75 ZE e R ) B R 7o 8 BN (ROHH ST TR ) 9 B T 4%
WHETTI, ARG TUR AL R BB G TR A A (1 ]

4.3.2 REZ ZAT N T

RGN IR RS R A S 2B FEH R A S, MREE LTRSS AN T2
Fy RN 2 436 FR) (R I S 170 2 5 o M K] 50 B AL 1) 5 8 SR s s P 558 i 2B A P [R) L A
[5G, Head BNERMRB A GRSk, JFRAIL s E, Caiiyg
FRAR IR B L B REAT 58 AL & A R A

AR A, ARSI 5 B RAL A SR . 2 & A 1A SR ZER AT
NAETHE R EHEZ 5GP ATESEM R H S 18158 53 BAE B0 1) B30 58 5y B i A% S

cninf%
BE#aEin

www.cninfo.com.cn



AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

M H SRR S B R AT B, TR R BB A & e A2 B R O R B R
AR RS o R WA AR AU W] BE 3 BUR 2128 5 AR 2 Sk (0 K S W S8 547 4

4. 4 RE BN E SR FIREFBEST

=FEPEETREIRE, BRI RN REMGE RIRSSILAN, A GO
[ 31 5 S B A AT o AR, RS RO kA B R Rl b vk, SR AE T BOR 4k Ak
XELFBRE. KB A ity =FRSEKER, EAFRIGRS AR L2 |
BHY A =R RIA T I, DAL T MU, VR4 s 0 s AR I il i gl i A
JGE AR, BT ERIR Y . BFF I =F A T IR R, EE2
2 57 T BUGR A3 AN 22 55 TP RO A2 52 K XU EE B T

BAET T, A G RATIE S AT, EFBRE BOR IR 29 2, B RF et Hh A
KAri) o RIS T2 i AT BT TE, BRSNS 5. RENEE, OfEk
Rl A3 % [ P % A T g 2 T e it e S5 - SR M R Z 0 T s ob el T e 5 BB A i
WA B IEOR s R SR AT BT T — e B . ATk % b, SIS R&AT
M SR KAV RIS s 1. iR, T I MEBCR M TER F Ot adt it T
IR B AR DL R I A5 A GURR R G B

4.5 WEHNE K VSR

RE BN, ARG MHEAEECEN 1.89%, [FHIMLSEHER N 5. 36%.

4.6 WEHARERF A ANBERE S T HETE A

RGN, ARG ARA A S A TR H B E BUA ABCE A 0 A E
B R HHERT LT AT,

§5 MEHEWE

5.1 WEWIRE ST = HEHN

55 i H 8 ) o B G T I B AT (%)
1 | B 6,722,156,550.48 23.88
Hrp: & 6,722,156,550.48 23.88
REEWE - -
[ 5 A 2 43¢ % 19,044,886,954.60 67.65
Hrp: it 19,044,886,954.60 67.65

B S RFUE SR

aj:ﬁin%%%
E L




FHT 3 /R E g i & RIS B R S BNIE R ¥ R4 (LOF) 2020 4E46 3 =R+

1,898,000,000.00

6.74

Jol: SR IR G 0
i

BATF M B & &A1

170,607,282.90

0.61

HAh 537

318,192,575.25

1.13

arit

28,153,843,363.23

100.00

5. 2 WEMIRIZIT L 0 RHIBERRA S
5.2.1 MEHIRBATW R BERRA S

SHERL: NRMIT

o il A G | T R
A VSO N Q-1 82,687,600.00 0.30
B P4 33,044,965.50 0.12
C il i Ml 1,857,930,089.49 6.77
D HI #T7. RS BoK A= REE RO 455,965,705.59 1.66
E jEsin 49,055,923.02 0.18
F LR 56,633,136.73 0.21
G LB SEAIEEOL 924,612,774.28 3.37
H A 18 ol -
| SRR AR BRI S 49,078,010.33 0.18
J |4 2,716,978,493.02 9.91
K S il 304,427,018.65 1.11
L FH GG AT 25 AR 55l 158,510,813.72 0.58
M BEEB FEAH AR 55 14,813.40 0.00
N IR FREEAN A L B 232,073.49 0.00
o) JE RS . AN A AR 55 -
P HE 32,940,000.00 0.12
Q TAMAESTAE -
R Ak AR E FGR R L 45,133.26 0.00
S LiE -
&t 6,722,156,550.48 24.51

5.2.2 MEWIREZATIL - RPBBE R R RE R A S
ARSI AR T AR AT P B BB B

5.3 MEIRIE A RYME S EE T 155 L BIA/NER P HIRT+ 48 IR 5 A 4

SRRAL: NIRRT

| F5 | mERm | BEARK

HE (kD

| At O | B %P |

87 0 3R 12 ;T



AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

Eepl (%)
1 | 601658 Wi 4T 424,837,000 | 1,890,524,650.00 6.89
2 | 601816 HOP R 112,704,918 |  641,290,983.42 2.34
3 | 003816 W % 134,663,000 | 386,482,810.00 1.41
4 | 600031 ——HEHTL 14,560,533 |  362,411,666.37 1.32
5 | 000651 AR 5,033,920 | 268,307,936.00 0.98
6 | 601318 [ S22 3,103,915 | 236,704,557.90 0.86
7 | 600009 Btis)1R7) 3,240,920 | 222,910,477.60 0.81
8 | 603369 Atk 4,499,841 | 199,882,937.22 0.73
9 | 000002 H EhA 5,879,703 | 164,749,278.06 0.60
10 | 601166 POlVARAT 10,187,300 | 164,321,149.00 0.60

5. 4 MERIRE M M2 RIBFREAS

SRRAL: NIRRT

e 5157 i ARME o o 4 R A E A (%)
1 | ExfizF 447,572,000.00 1.63
2 | RATEE - -
3 | &R 7,316,467,452.50 26.68

Horp: BURME SR 5,177,921,452.50 18.88
4 | IR 2,627,824,502.10 9.58
5 | Ak R B R - R
6 | HHASEE 4,568,052,000.00 16.66
7 | AR (AT - -
8 | [FhlkAFH 4,084,971,000.00 14.90
9 | HAth - -
10 | At 19,044,886,954.60 69.44

5.5 & HIRIZ A FRAME b 2 & T 15+ HBI /N4 R BT T4 2 35 I 4

SREAL: NIRRT

e | manm | mman | BEGO| el Go | CEan B
bl (%)

1 1928034 19 ZIE4RT 01 4,000,000 401,680,000.00 1.46

2 200305 20 #EH 05 4,100,000 399,955,000.00 1.46

3 190308 19 #EH 08 3,000,000 300,030,000.00 1.09

4 190203 19 [EFF 03 3,000,000 299,040,000.00 1.09

5 200404 20 &K 04 3,200,000 297,984,000.00 1.09

5. 6 I IR A SHHE & 2 B 1#E BB DR BB 148 B SCRRESR

BB 4l

ARHe AR AR RS A B SRR

% 8 U 3t 12 7T




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

5. 7 WM B WIRE 2 SohE o5 Ze B3 E HL IR M HEF R % RE R R W
4

AEEARREMRARFAREIR.

5. 8 & HIRIZ A RAME o 2 & ™ 1985 PR/ HE 4 BB T048 BUIE B3 B 48
AHe AR AR ARG BUE.

5.9 MEPIRAEE BRI 5 H OB

5.9.1 R 55 BIR A FE & B3R MBS BRF A5 2 B 40
RIEATE S A FRE, AR HIZENAZ SRR 5

5.9.2 AEET R IR BRI BOR
RIEAIL G S FME, AIEHHISENNAS 5BRAEITE S .

5.10 I E MR AR S BRI EHEMBL HH LU

5.10.1 A3 B £ S g B BRBOSK
RIEAIL G S FME, AIEHHISENNAS SE G5 .

5.10.2 75 JAAR 2 28 < BB 1 [ £ A B A0 4 28 A 40
RIEARIE S FME, AEEHHISENNAS SSRGS .

5.10.3 731 H R S ¢ B EA
WRAEAIE G EFE, AEeHHBIEHNAZ SEGNTE S .

5. 11 BBAEHREMRE
5.11.1

s HA P S BT I AT 2 UEFRRR 16 Hil 05 GIEFRRAS 136318) 19 ETFF 03 (iEF3
65 190203) 19 ZIWARAT 01 GEFHRAY 1928034) . 19 #i 08 GIEFARAS 190308)
20 3F tH 05 GIEF#AXED 200305 20 & & 04GUEF#ARES 200404)  Hi% AT GIEF#AREY 601658)
HNEAAESR R AT EARR A WIS I TR E, AR S g H i —E N 32 B A T iE
B AT HIETE .

1. 16 "yl 05 GIEF#ARAS 136318)

A RATIIAE R A S, ZUEFF RAT NAEHR S I RIS e . ARAKYE JEATHR 7 55 5L K],
2 B B HUA AR AL 311 e E

2. 19 [EJF 03 GIEF#RES 190203)

%09 W3k 12 0T

cninf%
EfEEin

WWW_cninfo.com.cn



AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

WRIESATHIR RN, ZAESFRAT NMER S I ARSI 2E, 22 2ME LA

3. 19 ZTIBARAT 01 GEFUAS 1928034)

R KA R A S, ZUEFRAT NERE AN BRIEMEE . 3 ebitkik . 58K
e MR E™ iR P IERR SR, 22 B E VAL T .

4, 19 08 GIEF#RAD 190308)

WRAE RATIA R A, AZUEFF AT NEIRE N BIEMAE . RMKEBATIR ST, HX
REBIEEFE R, 2002 B EN AT .

5. 20 #EH 05 GIEFRARAS 200305)

R KA R A S, ZUEFFRAT AMEREWNREREE . RUGEETIRTT. Bk
RGEEIEEIR, 20O B E N AL T .

6. 20 £k 04 GUEF#ARAD 200404)

AR RATHIAE R A, AZUEFF AT NEIRE AR E2E . S ik, mR
PEARLR RV 55 B A5 S PR AR E™ R SRR SRR, 22 RN AL .

7. WRAEARAT GIEZRAREY 601658)

R RATHIAE R A S, ZUEFFRAT AMERE N BIEMEE . RIEEITIR 5T, Wik
BRI IR, 2R BB N AL .

X FIRUESR A BT TR 7 (U B - ARBE G B B EIRUE I B BT U SRAR P A B A DG
TRV 24 =) o) BE K

511.2
AN F G BT A AT A4 BB SO A i TR 10 6 e BB I, A Sk B N AR EE
AFRE b BER BRI N R RN

5.11.3 AR =44 R
RN, NRTIT

=
Ji

K e )

7 HERIE 4 1,227,195.50

JSEWSCAIE 25 175 S5k 7,743,064.68

PSR

INVEL&iIDSS 309,222,315.07

YA ER TR

FoAth SR

IR

Ho At

Ol |IN|[ofa|D|lW[IN |-

&t 318,192,575.25

5.11.4 5 HAARFFA B AT B AT #5852 55 B 40

%10 71 FH12 7

aj:ﬁin%%%
E L




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

AT G AR AR AT A A5 I W] B e i 0 o

5.11.5 R G HIAR BT +4% IR P A AETUIE S PR 1B O Ui B

TEZ RN | HESE7F | EZEE
= 2V Wil 2 VN
FE| BRAR | BRER | Coae G | s oo "
601658 MR fig 4R AT 1,890,524,650.00 6.89 | HrAtEiE
601816 R 641,290,983.42 2.34 | HrEiE

§ 6 FHBE SRR

AL iy
i 15 HH BRI 8 4 4 B A 24,716,421,771.90
i A5 A T i 4 PR 47 A0 103,416.13
Ve RS H I ) 35 0 A R [ - 450
s BT SR B EN A (i Ais /b LL-"1E 1) -
R A AR 2k 4 201 A 40 24,716,525,188.03

§7 ZREEHANGHERR SBRRAEEHN

7.1 BEEHEARFE FESHTRINHL
At S PN 2k BN s A B e B A R e R O

1.2 BeEENSHBER RERRABEES 5 W4
AR T Py I P 1 8 A 152 ) I

§8 HAXLHEZR

8.1 &#EXFH=

o LR R MR B 1 o v A A R e 4 A R W A SO
2+ HHERES B EE S BRI 3 AR d IS VR AR T 65 R VA TG B VR A BUE 5 5 %
& (LOF) WAL SO
CHATE 3 FEF S ME G B RIE B R A BN H RS (L) BEAFH)
CHATS 3 Fdt S 1 s e B R TL B VR A B S 3 54 (LOF) B P
v (HETE 3 AR ISV AR S L R VS AL B IR A AN PR S (LOP) FE V)
6. FEBE S AL B,

()] e~ w
P Pl

11 m 12 W




AR 3 A I A S C 65 RS IC R & BUE SR i 96 (LOF) 2020 457 3 =ik iy

8. 2 FRIUHE &

THR S AR A A
Hhk: T ERYIR R KIE 7088 S R RAT K

8.3 B AR

PRSP TE AR T A B PR A W LR A, ECE R B IR P B R R
IR A A

PR B AE PSR, TSR SE AR ESEEARAH .

PRS0 LT . 400-887-9555

Mhk: http://www. cmfchina. com

RS S E AR A H
2020 4510 H 27 H

2

%12 7312 i

\|

cninf%
B
www_cninfo.com.cn



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排名的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 备查文件目录
	8.1 备查文件目录
	8.2 存放地点
	8.3 查阅方式




