A
i

AR AT 3 B HAEERIEERE
BEREHERBRES
2020 4E55 4 =R E

2020 £ 12 A 31 H

EEEEAN: RENMBESEHEFRAA
HETEEN: HRBITROERAF
WEXHHER: 202141 21 H



R IR BUH 3 FB IR & 2020 SF 5 4 IR

§1 BEERR

FEE N EF S LEFRIEARR G BB RICE . 13RSV MRR B R is N,
FEAF LA A A BSOS B A AN S A AT

FEIEE NIRRT A IRAAREAESFRME, T 2021 4 1 H 20 HEZ 7 Ak
I S HRAR . R ERIAN A SR FEAR, REERNEMMAAEERICE. RS
KR -

B EH K LLSEE H B T JE 0 BN IS R B, (HADRIEZE & —E A

HEG I A SO AR HARRI . BBH KUK, 53 7E M BB P ST LA 40 B B A
e N EE SR

AR I 55 BORER 2

AR WIE 2020 45 10 A 1 Hig % 2020 47 12 A 31 Hik.

§ 2 EE&F=HMR

L& TR FR RAEMNARRHEAIHT 3 FFH RS
N TR BN

5 oA 501200

Y (ST LTI iR

A RAMH 2020 4E 5 H 15 H

T IR A B

324,908, 611. 28 43

B H br

AFEGAE RS HIR R AL A KRR T, J15HEK
BHHE IR A

A G 2 BRSSP e B RN L PGB AR SR
BB | O B Pl SR B B SR . JREER R BT SR
[iEzEraze LNEIVE L dlie e it SNIESkie e avier

R oo VR R S BV SR (2 T2 R S
KLVE S BB (TS AR 7 S ) i P
T S

o o S e 0l TR G T 0% + R B

AR 25 o 30% HEL A FLBER Bl S B0 % 0%
F e RS AR e, BRI KT
AL G ST, (TS

R A I B MR T2, AT ML
BV, BRI T BIRE Bl I 50 5 A 3
SRS

Ty R AN B B LA 1

PN AT AT TR O TR A 7

H 14 I




R IR BUH 3 FB IR & 2020 SF 5 4 IR

§ 3 EEMFIEIEMESIFERIN

3.1 EEWMFE

fr: AR

T EWM SR br

WAEHIC 20204E 10 H1H — 2020412 A 31 H )

L A E SER i A

15,408, 017. 46

2. AR

50, 893, 121. 80

3. MR- 23k < 0y WA R

0. 1566

4. AR B HE

424, 037, 856. 23

5. WIARIE &0 BT

1. 3051

T OFrdEE eV ST BIERFA NNBEEE 52 e M0, th AR5 SEbrilas K1 2
T PsIcT.

QA CL LI R 5 R S AR SO« BRI

K G A, ASWIRE A A Sz B 3 i _EAS A Se i E AR Sh U 25
OA&RFELAFARH N 2020 5 A 15 Ho

Hpte N (ANE A S EZE ) FHERAH

3.2 ZEFERI

3.2.1 E&MNHIHEHEKEE X SRS LB EER B R R

b g b i FE v

HEEKE | B#EEKER | SRt o
i s . ARz <Y TN - -
Hre ® WO | ke | Kgﬁ 0-0 ) @-®
TE=1MH 13. 64% 1.32% 12. 70% 0. 98% 0. 94% 0. 34%
LEATH 26. 08% 1. 24% 18. 70% 1. 16% 7.38% 0. 08%
H 345 , . . 0 0 g
R S 30.51% 1. 12% 29. 47% 1. 11% 1. 04% 0.01%

VE: & HU B = [ R M P L R RO 2T R X 60% + PR A fR B Al R X 30%HEAE T

FER BB M FE B0l 2 R X 10%

b
w
=
o




R IR BUH 3 FB IR & 2020 SF 5 4 IR

3.2.2 HES A FEMURES RTHHER KRR L5 RS B Al s &

B LR
e G U T PR R S (] 45 b e A 2 3 i) B S A EE

30.05%

16.70%

13.36%

10.02%

3.34%

0.00%

-3.34%

0
0-08-0

2020-05-14
2020-06-17
0
A020-0T-0G |
0
L0 0 = T | O S S I S
2020-10-16
2020-11-07
0

L]

[ 0 WAL IR i — ol R 3 e s |
e AREEEFT 2020 4 5 A 16 HAEXM, ARSEOHINAREESFAEMIER 6 M. #E
AR AR IR, ARFE G & U5 6 B L0 75 & 5 i 7] S AR 5200 B P S4Bt L 1Y

295

§4 BEARSE

4.1 BE2E (RESLE/NA) i

EAIE G 1R e 2 PR
't H IEZR AL Tt B
w4 HA% EIAW | BEEN ESF MO R ]

3 4 3 b5 K 2 R A LA
. SAF. | 2020451 | ot T, 9 RN S
K | 15 H Fio WAEESESRS

H B W 7T B o3 M O

5%;
ESN
b=l
H
N
b=l



R IR BUH 3 FB IR & 2020 SF 5 4 IR

2012 4F 2 HIMARAE
IRELSEHARA
", YALTFENL. f£
B BT A,
HesphE, ®E
R BN, EE N,
AT Rl K 5 5%
Wi, e, B
ATRES 3 5 X AR s
R . H 2014 4
7T ARASERA N
R M K ik RS I E
BABUIE R T A4
HEE&a8; {2018 4
9 HEASMAERAM
BT K TR A BYIE
FREEEEESR
. [ 2018 4F 12 A
AR R A IR A
B TR A BIE I 5
R esH; H
2020 4 5 HZ& AT
RAMBRHEAIH 3
IR RIE I E
TBA BUIE SR R T 4
HEAH; {2020 4
7T ARSHEERA N
HRHr h e — 4 € T
TR A IR 7 3
SHEZH; H 2020
8 HRASMERE
IREE 6 AR
W57 25 AR 25 8 Wt 0
SHEZH; H 2020
£ 9 HRASMHERE
TR VR A 1Y
IEHFHRERSERES
M. [ 2020 4F 11 H
2 A HAT R AE IR Bk
KA I 52 AR F 47
e ELH., H
2014 4E 7 F & 2018 4F
9 HHAERAE L
FI AL 4R R i A B IR A
LU S A S

#

b=l
H

=




R IR BUH 3 FB IR & 2020 SF 5 4 IR

Z3, H2016FE7H
£ 2018 7 9 HHAER
A TR A 1% VR A BY IR
FREESEESS
. [ 2017 4F 12 H
£ 2019 7 1 AR
AR 3h /g R i
EIR AL SR R
GIEZH; H 2016
11 HE 2020 4 3
H AT R AR AR mT s
B R S E IR A B
Pl A e S kA
H

AR | 20204E 12 H

H iy
EheE 2Bt 15 H

6 F

BRI EYLR
AR, 6 fFiES
MMZE 7. H 2014 4F
7 H % 2016 4F 8 H1E
A UEZF W 78 BT 44T
A8 B EL I X 4 i —
H, [ 2016 4FE9 H&E
2017 4 2 HAERRE
I3 W 5T AT $EAT AL B
51 T A |
2017 4F 3 HIMARAE
RS ERARA
w, EATHEI .
SEHEH, PARE
G2, B 2019 4 11
H & A AT R AR
B R K TR A TR SR
Bk EEH,
H 2020 4F 12 H&ES
FEAT IR AR AR BB Al
3 AR PEE R
fic B VR A RE R 4% %
ReReRH,

4.2 BENXHR G N ARG E 03 A
AIREHIA, EEEHEAHET (RN RICRBERESR 3B R k) LA SR
IEM S HUE ML A FLAE, ABE WG SRS STH0 JRUAE BEAE 2R e 987, A8 )™ 4% 1%

N3Ol NS E SR R TES RE DN S S - SN F o

#6714 7

AAREAA, HEEERBARGEEGM, Tt




R IR BUH 3 FB IR & 2020 SF 5 4 IR

FHIR A AA AT

4.3 AV HER U
4.3.1 AP 5 H EKHATEDR

NPT GEFRRRESEHRRAFA AT HERSER) » B8 T A7 A TS5,
I RERVE B BTN T ICEE S BRI — R Bl . i 5 A i A e BE BN, [RIIN
BAERAL. WHF T, IRBEOR. 5T, SR E S R &Y, TR T AR
AT Z G PATIR R

XNEIANLS, KRR T ZH RGP AT AR, RS R EARLPATHE, Bk
RGBT AT RAT; BAh, AR RS G Z R R H R AL 5 .

XTI Gy, ARIEERATIRITINZ 5 S5 KR 5 S AR P 5E 0 28 5 I 52 5 73 P il
B, RIESHREHERE A TG = MTE2 6T SRl AT RAT bR B
LA ] 4 AT AL 5, R A 22 PR A2 5 RO R E B IR AL I S i A, &
F ORI S LA 7 T A S UK A8 5 25 AREEAT 20 T

ARG I, AEEEE BN AT 5 RIS 2 R AR SIHAT, RRIEAER R AT 5 7
U 5 o

4.3.2 RERX BT AT

A F] PEARS PGSR G 2 (B R H R A8 5, AR 1 AT e S 3 A P58 S FIR) i Sk 1) R
HRIFAE G o ARG N, ARIEEGARKIT R 2 H1E N, AMAETAREHESE5NS
JIT > FE a0 8] H I 10158 G AT 50/ 1 B 100 B A8 i i i UE 27 24 H S 21K 5% 1 1O o

4.4 WEHNESR B KBRS

RO T 2020 £ 5 H 15 H, BOLJE RGN EOR, FATTRICE iy BBt m B A
M HEAT R AR G R R SR B I S HEAT 10T, A B 2 ) B < v B B 3 R [ R 2
B ESIL T Bk, H AT EEATE

gt 2 M2 ARG, Sl T AR, EESER R, AR A kT
KR mIe 1, EiRAMRSA, IFCAPRKIALE R AT 158, FESEMERE A D '
IR HLIEI . 2= SRR AT R 2L 408 Ae 9B A w], JCH MR AL BT A ELIR P Al s 2) FBHEAIHT -
FEFREIRZE . B WA B BRAESIEAIH SR AT .

F7T W14



R IR BUH 3 FB IR & 2020 SF 5 4 IR

4.5 EHANEZ SNSRI
BEAM G ARAIE S FIFEN 1. 3051 J6; ARG WIF SO AU EIE K Z N 13. 64%,
GBI R RN 12, T0%.

4.6 REMARZETFHANBEE ST HETE R
AN S A AR T e A AR S A A A B e AR N AN — 3 N B g 5™ 1
T LT mmEE .

5 BRAESHRE

51 |REMREER-AGHER

B i H e () RS R BRI ()

1 izfﬁiﬁfﬁ 331, 565, 026. 00 78. 05

iiqﬂ 331, 565, 026. 00 78. 05

ﬁﬁi%ﬁ% - -

4 | st - -

BRI A AR R - -

6 | EAREESRB™ - -

IRNE R ENE PN
SR

AT RS %A1 4 92, 631, 511. 51 21. 80

HoAh 7= 633, 216. 57 0.15

&t 424, 829, 754. 08 100. 00

5.2 EHREAT WA RPBER R HE
5.2.1 WEHIRZT LI RPORABRERRAS

FE T
5 FRIES] AR OB i éﬁg@ﬁwm
A | R AR H - -
SR - -
C | il 62, 370, 356. 99 1471

&
[ee)
b=l
H
N
b=l




R IR BUH 3 FB IR & 2020 SF 5 4 IR

D M7 #T0 BRR ROK A P2 R R - -
A
E | &350k - -
Foo| ERAEE 16, 322. 72 0. 00
G | Bz SAmREL 17, 665, 089. 84 4. 17
H o | AL - -
I EsNis TN CE SN SEsw N84 99, 769, 388. 51 23.53
7| &Rl 20, 150, 000. 00 4.75
K | sk 8,975. 14 0. 00
L | FBTAIRS 55 e 55k 35, 259, 000. 00 8.32
M| BB R S5 15, 649. 20 0.00
N | KR PRSI A SR it B 55, 331. 33 0.01
0 | JERRS . B3 Al RS - -
P | #HE - -
Q | PA MRS TE - -
R | XX, EMG R 15, 950, 000. 00 3.76
S | %A - -
it 251, 260, 113. 73 59. 25
5.2.2 MEBARBIT WA RPEBRERERERTHE
AT ARME NRTD RS T RE ] (%)
A H & ARG 9 37,431, 770. 67 8.83
TR 26, 107, 672. 80 6. 16
FEEAR 16, 765, 468. 80 3.95
At 80, 304, 912. 27 18. 94
5.3 HEBARE A AME G E S B =3 E L KM ERF IR+ R =8 B B 40
e | mmAEm | REAR | BB D | AfhE G | Dor o
Eefs (%)
1 600845 FAF A 430, 000 29, 661, 400. 00 6. 99
2 002027 PAPAN S 3, 000, 000 29, 610, 000. 00 6.98
3 688111 EAlIPAYN 65, 000 26, 715, 000. 00 6. 30
4 00700 [Eatik e 55, 000 26, 107, 672. 80 6. 16
5 002241 ORI A 600, 000 22, 392, 000. 00 5.28
6 03690 EH—W 88, 000 21, 819, 348. 67 5.15
7 300750 THER AL 60, 000 21, 066, 600. 00 4.97
8 300059 KT E 650, 000 20, 150, 000. 00 4.75
9 002352 Jii =42 200, 000 17, 646, 000. 00 4.16
10 01810 | /INKEER—W 600, 000 16, 765, 468. 80 3.95

%9 I

1t
7N

14 1




R IR BUH 3 FB IR & 2020 SF 5 4 IR

5.4 REREFF B RNOFFRRAE
He ARSI AR (5

e AFEGAI A 5

5.6 R EIRIZ A FOME o 28 7138 LU R/ HEFR BT +48 B SRS R
il
T ARG WIR AR 5™ SCRAESR

5.7 5 MR A RMHE 5 E ST 3E HB R/ MR R BT T4 5 6 R 85 D4
T ARG YRR St R

5.8 R & BRI A RHE 5 E ST 13E BN P AT A BGES 3 B 48
s ARG WIRARFFABGLE.

5.9 REMRAR SR BEMRBH R A B LA

5.9.1 R EWIRAEESH I I BRI L7 A1 2 BIYE
VB RS AR WA RS RAR WIS

5.9.2 ZE SRR BRI R KB RBOR

AN R AR RS B RN, LB OREDY H R, AR, 2 5 B B4R,
LR T RARHITL . EHIREH T ZERATSIEL . KO iR R &4 ST
AR T BT, KB HIESE T A S i 37is AT S Mt 7T, JF 4 & B 0 S e i 2 3
REAFIIAEAKT o ARG B OR 7870 5 FE IR W B AU RE P IRl P b USRFAE L %
PRECE. ARFPERE, ETEREATIRGE, DR AL A AR XU

5.10 |EWRFE SRR K EFIHEZ 5 B0 i
5.10.1 1 E FUH B R BUK
AT EAEREAT F FUP BB, R RS KUSE BN, DAY H 1, SRATREN LS |

GRS E 2, WX 015728 5 i A B i mis ATl B Imt 7e, 45 & B U B 5E firfs
kk 10 J\ Vay 14



R IR BUH 3 FB IR & 2020 SF 5 4 IR

G REGHMASEACT, SEHR TN, 8 2 ke kW R S5 g 34T E IR ME
BlE. BESEHE NGRS HBE G E . WA IE R TERHE, 12 H B G B & 4
PRSE S X RRFER TS DL N IR PERSE,  QoKH B AR [ <5 R <R AT A S AL AT VRS, B S
FEARAR B AL A R B A UL 1) H £

5.10.2 HEWIRFZE ST F K E U F Mtz 4
T AFEEAR AR FA H 6.

5.10.3 A& E G R BN
e ARSARE IR KA EGIR.

5.11 BEHAGHRE ME
5.11.1 FEEGRFE K +4 ISR KRIT 2R EEE DS AL 51 K 1E 5L A3
ARSI AT A ESR B0 RAT EARAIEAT MBS BT IS S A, B AR s g il H R

—EENRZBIAIHEDT. ATTER.

5.11.2 B & HIRT 42 B B &6 RIPUE & R R BB U L B
AT BB NI A4 ISR AT 6 HH B < 5 TR R 1) 8 IR SR P

5.11.3 HAWE PR

5 FAFK e O

)
d

1 HARIES 80, 425. 52

I IRGIE B S 542, 667. 92

SR -

IVEA&IDSS 10, 123. 13

Y H AR -

FoAt MR -

] -

HoAt -

O 0| N[O |[W|[Dd |+~

&1t 633, 216. 57

%11 T 14 T



R IR BUH 3 FB IR & 2020 SF 5 4 IR

5.11.4 REFREFHE KL THRBIA R TSGR A

T ARG AR WIARRSA AT 5 BV vl 58 i 7

5.11.5 R EWAR BT+ 42 BEE P AT IEZ RGO BB
TR AR IR AT 4 IS A AETUIE S BRI DL o

5.11.6 FBA SR BiE KA SR H 4
PO TON M JER, 302 5 2 302 7T B A7 1E R 2%

§ 6 TFRAEE OB

BfL: Ay
et W) 4 4 A0 A 324,908, 611. 28
TS T 1) 35 4 ER V47 -
Uk T2 U ) 35 4 A T [ 43 40 -
el WA ) S S 3R 7 AR B A (A A L7 -
A
5 B HA AR I S A0 B A 324,908, 611. 28

§7 BE&EFHANGHBEEREBRRAESFEMR

71 ZEEEANFE LR S HZNBMN

BfL: Ay

et WA R AR S 40 A 5,011, 375. 00

i A5 BABA ] SE N/ R A7 A0 -
i T ST (R S L /8 [ A7 -
T AR S BN AR B S0 B 5,011, 375. 00
5 AR RE A AT S0 800 7 4 A
Ak (%)

1.54

b
o
=
i
=
p=|



R IR BUH 3 FB IR & 2020 SF 5 4 IR

7.2 Z&EHENZRHEARERRAR S 57 WA
T S BN WIS A 8 <o W T[] B SRS AR

§ 8 MR EE SR AMMERSER

8.1 MEMA B —REEFAESHBLAIXEEET 20%K1F R
T AFE G AR WA AL REA G0 B )12 3 8 R 1 20% ) B — 43 B 3 B O«
8.2 MR R E SR M ERE R

KRN, ARGREGEHNRA TN AN
2020 £ 10 A 27 H RAINHRIE &8 BA PR 71T 0 24 2020 455 =F R iR

iy

2020 410 [ 27 H RANMRBHLGIHr 3 4R IS 1 RIS T B IR & BOUE S 5 5 4 4 2020 4R
=FEEHRE

2020 4 12 H 16 H RANARFHL G 3 48 Az RIGH B IR G BLIEFF R 5 R Sk e Pl
FAR A

2020 4 12 f 16 H RAEMRFHCIHT 3 EEHEFE R TERERSHIEF RS LTS
NEAS

2020 4 12 7 16 H RAMRFHLQH 3 4EE At R B R S RIEF R e E iR
PN

2020 4 12 7 18 H RAMRFHLQIHT 3 4R35 S RGN B IR & RAUEZF R 08 2k & B 5%
YL (2020 4565 1 5)

2020 4 12 18 H RAMMRFHL CIHT 3 EB B R TG B IR & BRI IR 5T 3k S5 5 i
PORMEEE (BT

#
(%
b=l
H
=
p=i



R IR BUH 3 FB IR & 2020 SF 5 4 IR

§9 #AHXHEZR

9.1 #EBEXMHER

[u—

v R M e A R < S AR 1 S
CRAMEABHEC A 3 5 Plia /RIS iR & RNIE SR R 5 R e 55
(RAMIRBHEANE 3 F3 s fE RIFH BRI BREEEEH)
CRADMERABHECAHE 3 F5f it R G iR G R R R A St E T

- FEEREA

e EH AN BRI BRI A R AL

v I NS TR BRI

» ol W~ w \]
J J P P
/

]

9.2 i =
T AR T A R/ B S NIRRT

9.3 &R
R FEARRESEHN . TS AR a3t 45 PR\ Wl 40 28 A ) £ & 0. 7EOAT L
KRG, FE AR A BR8] Py B 2% B SO R B A B R BN

RAEMRESEHARAA
20211 H 21 H

#
N
b=l
H
=
p=i



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


