= INAR AR B S i B R R R B GRS
BEESE
2020 4E55 4 =R E

2020 £ 12 A 31 H

EEEEAN: RENMBESEHEFRAA
EEFXEN: PEERBITROARAA
WEXHHER: 202141 21 H



R AR IR M B 45 £ 2020 4R35 4 TR

§1 BEERR

FEE AW EF S LEFRIEARR G PGB RICE . 13RSV MRR B R is N,
FEAF LA A A BSOS B A AN S A AT

FEFEE N EERERATIRM A IR A AREAR S FRME, 720214 1 H 20 HEK T A
W5 T bR EHERIAMBR T H SIS NS, NN AR EC . 3R
NN PNt

B EH K LLSEE H B T JE 0 BN IS R B, (HADRIEZE & —E A

HEG I A SRR HARR I BBH KUK, 53 7E M BB Y ST LA 40 B B A
e e SR

AR I 55 BORER Z

AIREWIE 2020 45 10 A 1 Hig % 2020 47 12 A 31 Hik.

§ 2 B MR

hul

BE & TRTFR B IR HIE v A i 2
oA 004532
Y (ST LT
R4&ERAMH 201746 H 2 H
35 AR T & A0 A 10, 384, 972. 83 £
SR EREARIOFR S, 18 SRR 25 P RN ER R R 22
EP =R /M, J14R B S8R R RS FE R IR 0. 35% LA

W, FEERERRZEIEHIE 4% LN .

REES R T ME R I AR T & 4 %~
(1) 90%, A BT TAR I FEEUSAR I Ao A5 3% R
I B B B AR T AE B & 2 & 5P~ 90%; T4~
A2 5y H HATEHBR IR W TR & L T8N =L 5
RiE&fE, EERENIERERTTRIHE
P TR — 5 DL I BUR 5T 25 10 LL B & T AR T 2R &
FEIHE 5%, FEEEH G LA HET IR
& BE P IR Bl M B R A 3% Bt LA PR S R 2%
BE ISR GRS 5 I AR L E L)

AR TG 7500 E S5 PR ER O B FE A HIAE 0. 35% LA
W, FEREFIRZEEHIE 4% LN

HHIE s A 3 e i SR FR A as R (A BT

WS AL ‘
i SAFH) X 95+ TR MR (BLE) X 5%

B4 R BEEE R RORE Sy, T XU AN TR 35
TR Ui 25 AT ARIE L PRI H ToHA XS AN AR 25 =

TREMES. fFREESRMWEE. A

2 7 JL15 W



R AR IR M B 45 £ 2020 4R35 4 TR

e < T ZOR AL B SR R IE =24 ) AR 5
W SEIU FR SR B SR B, B BRI
FHABLAR) USSR R AIE o AN i < 1 B BE T A HEE
ZF37, A BOELE] T R A, B
BRI I3 B DA K AZ By L 35 22 S s SR (R AT

A o

A== N RAE MRS EFHER A

EEFLEN Hh [ R AT A A PR A

R A 4 M i %i%ﬁ#ﬂ%%ﬁ% Ei%%*ﬂ%%@
A e C

N B A 5 AR 004532 004533

5 IR & 7 G2 4 A AL 3 2, 574, 943. 29 {7+ 7,810, 029. 54 {17

§ 3 EEWMFIErMESHERI

3.1 X EWES R

A NRMoT

T EIA - Febn W 2020410 H1 H — 2020412 A 31 H )
Ay g J'L‘% o}

A T S TR A %EMﬁ;f@hkﬁ

1. Al 233, 196. 08 473, 286. 89
2. ARIHFE 236, 006. 11 648, 691. 14
3. BT 3538 03 AT AS B RV 0. 0664 0.0729
4. ARFEEE A 2, 568, 428. 70 7,720, 425. 65
5. WIREEMHEIFE 0.9975 0. 9885

T OFridEEeSHRIR A OIS A NAWEEE 5 3G 1% g, T A28 G SEbriicas /K7 24K
TR HECT

@AW C I s Fr e S AIALEWN . R as . HABRN CRE 2 sepEAesiilat) fMERHSE
DG HIRE, AR Dy A3 E sealiias n_EA & e (B A2 sh it .

3.2 ZEHERI

3.2.1 ESMHUFEN KR KI5 FHL ST B A 28 FR I LR
RAINAR H e s 4R % A

3 7 JL15 W



R AR IR M B 45 £ 2020 4R35 4 TR

o FEBC | SERKE | bGHEE | SRRl -6 | ©-@
RO LR | #ERERG | mEREE®

gE=A

éii ! 6. 91% 0. 89% 8. 40% 0.91% |  —1.49% 0. 02%
tiéi;<4\ 13. 83% 1. 13% 15. 45% 1 14% | -1.62% -0. 01%
k4 0. 86% 1. 55% 0.97% 1.56% | —1.83% -0. 01%
L= 1. 63% 1. 27% ~2. 40% 1. 29% 0. 77% 0. 02%
SR Sty
ke 0. 25% 1. 19% 2. 19% 1.23% | —2.44% 0. 04%

B

FRAEINR A Ik i 1 K C
. FEBC | AENE KR | SRS | LSRR D—6 ©—@
RO HEEQ | #lEERO | mFEE®

i 2 =A
l‘;i% | 6. 84% 0. 90% 8. 40% 0.91% |  -1.56% 0. 01%
RN
l'éi;\ | 13.67% 1. 13% 15. 45% 1.14% | -1.78% 0. 01%
k4 -1. 12% 1. 55% 0.97% 1.56% | —2.09% 0. 01%
=4 2. 36% 1.27% 2. 40% 1. 29% 0. 04% 0. 02%
HEEH
[F] E Rk -1. 15% 1. 19% 2. 19% 1.23% —3. 34% 0. 04%

=4

Vi Mk SRR = rh R O i SRS AR Bl s A RIS (BT R 4T 5D X 95% +ARAT I WK
HMF BiJE) X5%




FOAE AR HH e @ Fa % 2020 £E55 4 EIR S

3.2.2 HES A FEMURES RTHHER KRR L5 RS B Al s &

AR Z i LB
ARG 0 3 S VPRI B b ) Il 45 b At Ak 3 1) i s e 44 L I

10.71% [ oo oo e R A Pk oo — oo oo oo e R I- — oo oo

T14% 4

3.57% 4

0.00% 4

-3.57% 4

-7 4% 4

-10.71% -

-14.28% -

-17.85% -

-21.43% 1

107 7| OSSO SUMO S SO SSSSSS SR ORI M SOSOOSSURO SURDO SN SRS SSRISION IS SOOI OSSO

o oW O = I~ e — = o = L= T < R P [ P~ — w m ™M
o o @ — ™ Mmoo = — [ = o - = = ™
T | . | | . 7 l | . ) . \ ; : . | \ !
woom o [ = W o— — ™ o m — =+ w m o ™
o o 9= o o o o — o o o o o — o o o O @ @— =
I I \ \ | | | ; ; ; : \ : i T T \ \
| T 0 oo oo o @ m o W m o o o o o O
- = = = — = = — = — = — = = — o I B B o B |
o o o o o o o o o o o o o o o o o o o o o
[ S = S B IS T IS o IS = [ [ I = E = B S o

— AT KL 5 G W O R e

AR e 2 LR S Tl e




A IR Fh ik 7 B 15 % 2020 455 4 ARG

CELBHk 00 300 3 VPR 1 32 R Al 48 b A bl 2 32 (9 B sk 455 LG B

10.87% -

7.25% 4

3.62% 4

0.00% 4

-3.62% A

-7.25% A

-10.87% -

-14.49% -

-18.12% -

-21.74% -

-25.36% -

o
o
wh
o

018-04-23
018-08-31

020108 | e

2019-07-22
19-09
0
2020-04-07

2018 -0 |
e {V R M AR P ]- T | SRS A S ——

L S U S S S S P st S S

2017-

L] [} L'}

[— o BRI e — ol R e 3 T o
E: AREEFT 2017 46 A 2 HAER, AEEEeHVERESFREMHER 6 M. #Ed
IR ARG WK, ARG &I B LR & R 8 a 7] S A0 55200 B F A S 508 L R 24

=

JE o

L'} L] L]




R AR IR M B 45 £ 2020 4R35 4 TR

§4 BEAWRSE

4.1 BE2E (RESZKBE/NA) i

w4

HA%

AT G 3 g2 PR

R EE

EAER

EZE MO,
FR

YL

VNP
ez

H

2017 4 6
H2H

16 4

oh [ R B 2 S A AT 5T P
ol L 5 [ A L2
16 FALFHEMNE ). BAEF
BRI Hres g
A F ST 5T 5L, AR
HAE A & A F S
TR BIEE . SRASALK .
L PAHRZe . 2014 4F
10 AN AR S
HAERAR, BUTEREESL
., [ 2016 4 1 AEES
FEAT B AR A Py %
TR 3 R FE BRI R 4% O
SHEAM; H 2016 £ 5
Hie & AT IR AE IR &
b [ R E L B VR A RIE
FREXSGHESEHE; B
2017 4£ 6 A 245 TR AN
R I A I e i A I
TREBE SR B RESERESR
H; H 2018 4F£ 3 HEAH
1 R AE AR B F0RG i RS
fic B VR & RAE R % B 4
RenH,

e
kE&Ea

H

2018 4 11
H1H

8 4

bR R TR, 8 il
FMNZ G, 2012 45 3 Hhn
N BA I B 0 4 58 B PR
A, AR TR, B
SoMpHE, MIEEES
., H 20184 11 HESH
A B A I B AR S i E v
Ji JE A 3% H8 HOUE 75 #% B
G BRAE AR A IE P HE BT IR
ENE R G S S
HELH, H2019FE 12 A
BT RA R IPER 300




R AR IR M B 45 £ 2020 4R35 4 TR

A2 5 B I8 HOIE 77 %2
Tk RAMIRYE 300
A2 5 BT8R HOIE 77 %2
i R A R R b
T O ERAERE I AR IR S A A [F) AR A0 H B 8 BN S 3 (4 S RS

@UEFF M SN GIEZRA ML R BEREAE FINED HIAHRIE »

4.2 BE AN E A A E SIEE MR A B IR U

AIEHIA, EEEHAHET (hE N RICRERES 35 R k) LIRS
IEM S HUE ML S FIILAE, AF WG BR300 R BEANE 2R e 987, 8748 1%
R RTSE N N2 AR NSRRI . AR A, RSB FRBAREIRGM, K
FRE O HRAT AR AT A

4.3 AP GET U

4.3.1 AP 5 H ERIPATER

N REPAT QEFRREEEHRFA AT HERTER) , %28 T A7 A TS,
VS B AREA E TR . BRI — R I R 5 e A R BE S, Rl
BAFERBL BETE P SRR, ZHIAT . SRR B S RS, TR T AR
AT A GHATR R

NTIWA S, AR TS RGTHNA TG, EiE7RIIELPATHEL ¥t
RGEHIPAT AT AT Ak, AR PERAEHIA RS R A S Z WK R H & RS .

XTI Sy, N RISEERATIRINIAAE ) A8 G IR AL 5y AR T e 32 5 A8 5 7y BL ]
FE, PRESHRBFHERG A TRIZ O & M TE 6 — R H Il A TFRAT SR B A
CAm] 4 SCHAT AL 5y, S BR AL 22 BRAE A 5 BT IR 8 S B AL A S A A,
ARG S EEA 70 E AR SN0 52 5 25 SRAEAT 23

AN, AEEEE BN AT 5 AR 2 R R BT, R R AT 5 i
O E 5

4.3.2 RERXHITAKIE TGN
AR AE AN RIBB AL G 2 MR H B A 5, S8 IR AT BE T 80N A58 5 A 2 i 14 7]

%8 7 315 W




R AR IR M B 45 £ 2020 4R35 4 TR

HIREAE Sy AREIN, RIS RRIATENFE LG, MAETAREHES 55
P A FE5E 0 [R] H S 18158 5 F A8 5 R B30 B AZ B S AZAIE T3 24 H RS B % O o

4.4 REWAZE ST R RWAZIEDHT

VU2, WEBOES AT . M7 T AR EE SO0 ATk T5 T, JRA R4k s am AR I,
T ANR AL T FAT WL A AR RIL, AT ML 2 B R Bk

ARG e, IR s S SR HONERER RN, SRS N AR F R 2 TalkATlk
xR Bk TR K .

BRI E EIRATIRYE S B g (=R R DL RSk & BB G DL, DRI e s il i S i 4
R PR B

4.5 WEMANZE SR BRI

BRI AR AR UERE R TR 2L A FES M BLFE N 0. 9975 TG, AR IR & 0y A
IR 6. 91%; B Z A S WA BRA AR IERS B4R 4 C FE S i E 4 0. 9885 Jt, A%4R
E ISR ERK RN 6. 84%;: RIS LU 25 2% 8. 40%.

4.6 REMARESTHFHABBE ST HERE R

AN S A AR S e AP AR SR A A A A e B N AN — 3 NS, AP
B A TAF HESR e R 5 I EAR T T I e s

§5 BEASHRE

51 EBRESH=HEHMR
FFe it H EH () i 3L SRR (%)
1| R 9,791, 957. 47 77.81
Hrp: IS 9,791, 957. 47 77.81
2 | B - -
] 7 AL s 45 % - -
Hrp, iz - -




R AR IR M B 45 £ 2020 4R35 4 TR

B SCRFIESE - -

4 | R - -

SRR A AR - -

6 | RANBRHEEET™ - -

Forpre SEWSCIRIA BN IR

&Rl

BATHER MG H &M &A1 1, 547, 580. 90 12. 30
HoAh % 1, 245, 006. 65 9.89
At 12, 584, 545. 02 100. 00

5.2 I EHRETBATW I RO BRER R A S

5.2.1 EHRBHEBRE T RHBAREZREHE
T ARSAMEIIRREF BN .

5.2.2 HEMARPRBE R EATL 2 ROFABRER R A S
T S AR WA R BN R

5.2.3 REHREATIL A RIBBOB R R R R B4 &

ATk ARME (NR) A TR E ] (%)
Ak H o AR TS o 1, 848, 750. 93 17.97
el 1, 376, 283. 39 13. 38
R AL 1, 315, 045. 08 12.78
N |4 1, 240, 270. 16 12.05
Tk 1,161, 177.05 11.29
FEBAR 932, 187. 83 9. 06
5 e 530, 401. 53 5.16
H T 2% i 477, 538. 12 4. 64
IR 342, 095. 38 3.32
=T PR fE 291, 544. 10 2.83
SRl 276, 663. 90 2. 69
it 9,791, 957. 47 95.17

BB ISR BT Kb (GICS)

% 10 7T 3t 15 1T



R AR IR M B 45 £ 2020 4R35 4 TR

5.3 MEWARE A RME SRS H = E IR/ MR R+ 42 BRI FE B 40

5.3.1 REPRIBERFZ A SO E S T 7= 38 HL I R/ HE R IR0+ 48 B B R

HA 41
. . _ b 34 B e
s 5 AR Ji% 52 44 HaE (B N E o) *0
Eel (%)
f<“]\ A‘Ei‘j_k L
1 01171 RMPE z 112, 000 584, 434. 82 5. 68
VTECH
2 00303 10, 100 511, 308. 92 4,97
HOLDINGS
3 00868 D& E 26, 379 480, 665. 11 4. 67
i K YR dss
4 01313 “”]‘kjizi 58,000 | 422, 738. 94 4.11
X
5 01888 HIBER 39, 500 420, 878. 91 4.09
.
6 00883 qﬂllﬁirﬁ;z 68, 000 410, 922. 31 3. 99
00144 i R 50, 000 399, 358. 18 3.88
00006 L AE S 11, 000 388, 837. 68 3.78
01088 rh [ g 31, 000 380, 926. 26 3.70
10 00336 e [H bR 40, 000 359, 548. 61 3. 49

5.3.2 R EHIRIRB T 12 FoHr{E o 2 4 3= 8 B9 X/ O B T 48 B4 3
EE
T AIEEAR I WARARFFA BRI

5.4 |EMIREF MM RN GFR R A S
E: AREAMEHIRRFFA 67

5.5 W5 BRI A RAME 5 E ST 713E BB K/ NHEFF BB 148 G 3R B2
T ARG IRRSFAH 57

5.6 IREHARIE A RME 5 2 S 7= E B/ BRI 48 B P SCRRESR R
“H
T A EAR I WA RRFAT B SHFIE SR -

B 011 i k15 |



R AR IR M B 45 £ 2020 4R35 4 TR

5.7 MEHIRIE A RHE G2 S 7™+ E LI/ M HEF BT T4 St R B3 A
E: ARGAREMRAFFE SR

5.8 5 MR LA SRMME G R T 588 B RN BB T4 AUE S 5 B 48
T AEEEAR YRR BGLE.

5.9 R EHARAR SR BB A B

5.9.1 MEHIRAFZE SRR KB G5 S Mt 2 B 40
T RIS IRRET A BRI

5.9.2 AR S H AR KB HBOR

A I o AR XS B BRI, DL ORED H Y, ASEETEN, S 5BERIBINHE, ik
BB T AR LT EHIORMEDR EZER ARSI, . R ZiG R It 5 4. AR e AT IR
WGBSR IR TS AU B i is AT A RIRT T, JR4S & BRI B A R R
EEMAE KT A B R 7800 S B S i e P Ssh Itk SRS RFALE 383 B i
B e, EAHETIREE, DI AL A IR AR

5.10 M ERFE ST FE K E FUARI 5 1E O U A

5.10.1 A E FHI R B EBOR

[ G AR AR AT S —F, AT E AR A AN R ERRR K. A4
K 8550 AT T S FIE A (R FIWT . Xt 75 T AT e VERIE B b MR AL T HT iR &R,
Xf E T B A B O dE 22 . [ U B8 B sl . BEhKF . B ORME B ROk S FRbn gk AT B ER M A
TE £ KPR B PRAF S 4 0 P2 e A Bt b, DR SEIE & W= K e e (8 . B G DUAH G %
AR HE R T ENIE M2 A RLE -

5.10.2 HEWRFE ST F K E U F Mt A

TE: ARG AR T IR RS E ) B2
% 12 70 3t 15 It



R AR IR M B 45 £ 2020 4R35 4 TR

5.10.3 Z< 3 H 5 3 i # B VR
AREE A WRARA B A
5.11 B HESWEME

5.11.1 ABESE R KT+ UESR B RAT AR A I Z B 2 LR AL 31 B 18 10 A4 5 B

ASH ARG HT AR SR B RAT EARAIEAT MBI B A TS S &, B AR T il R
—HENRZBIAIEDT. ATTER.

5.11.2 B EH R HIRT 42 B 2 &6 FIUE 2L B R BB SU U B

AT L B R T 42 I B A A 0 R R 4 4 )R T A% IR B
5.11.3 HABE F=H) Rk

5 HK e o)

T
df

A RIE -

IIRGIE R TE S 1, 004, 354. 21

Mgl 6, 894. 65

IS IDSS 246. 69

IV TR 233, 511. 10

b SGR -

R -

HoAh -

O |0 || [O x| W|DdDD |+~

& 1, 245, 006. 65

5.11.4 HEWIRFFE B TR BRI AT B G2 A

T AIEEAR A AR RAT T H B TR 67

5.11.5 I EHRET+ BB E P ERIBRZRB LA N

5.11.5.1 EYRBEEBF I+ B R H AT IE Z PRI DL BB

T ARG AR T WIRIE AL AT 44 R P AT AESUE R PR DL -

5.11.5.2 R AP ARIRAR BB i T4 R A7 FE Uil 52 PR 1% Ot i U BA

Vi AR AR AR BN R B2 Al T4 ISR T AN AE LI 52 IR DL

5.11.6 WHEAGHE MR HMSCTHR I 2
DY B IRIAL, 70 T2 AN 5 U T2 (8] ] REA7AE R 22 -

13 7 15 W



T

R AR IR M B 45 £ 2020 4R35 4 TR

§ 6 THAEEHHR

B
iH R s A | o e T U
fr¥C

i 5 AT A A 4,244, 563. 17 11, 547, 663. 35

i 5 A ) 2 4 A FR D 483, 492. 29 24, 055, 192. 39

U3 - R BT A ) 22 45 A VB[R] 43 01 2,153,112.17 27, 792, 826. 20

A5 WA R S AR 7 R SR AT (1 B B B
UL -"IHA)D

i 5 AR JE A A 2,574,943, 29 7,810, 029. 54

§7 Z&EFHEACHERReEREAREEEN

71 & EHAFHAESHIRINFNL

e A A TO A G BN R AL S A 0.
72 ZEBENZHERTRSRRARZ ST 5 WA
VE: ARSI otk e N G2 I EA 5T S B AR G RS L.

§ 8 MR EEFRHFMMERFER

8.1 IREWIN BB R HFAESHB AL BIEGET 20%KH A

AT G AR S N AN AE R S G 3 B L 8132k 21 B AL 20% ) B — B0 BT B 0
8.2 MR E SR MM ERE T

FAREIIN, ARGEBENRA 7T A

2020 4 10 A 13 H IRASINER Pk i i vt SR S RS U PR BOIE SR R B 1 W . TR [ml AT
SEWIE BB BN 55 1) 2

2020 10 A 27T H WAL S A IR A RN 870 24 2020 £R58 =F R 1R
PE

% 14 70 3t 15 T



R AR IR M B 45 £ 2020 4R35 4 TR

2020 7E 10 H 27 H  ERAINAR huk #5000 e I SRS 4R BORIE I $ BT B 4 2020 AR5 =2
RS

2020 4F 12 H 30 H  RA IR Fp ik v s 3 v I SR e P HOIE 5 9 4 42 2020 48 12 A 31
15 R TR 0 A Ml 55 4

§9 #EXHFEZR

9.1 FEXHFER

9. 1.1 v FEIE i o A v 4 SR AR 11 S A

9. 1.2 CERAE DR ik Pk i e B RRG 1E T BOIE 7 BB B B A SR W 13D
9. 1.3 (AR AP iE s i i o B SR TR BOE S R B R B 5 )
9. 1.4 (BRANMNR AP iEds O & SRS 4R RO I B R B ST E )
9. L. 5 R WA

9. 1.6 B H 5 A BRI A R SR

9. 1.7 FEEFEE NS TR BV,

i

9.2 FFJiHh &
T B AT R S BN/ B S F R NPT o
9.3 B AR

BB RS E B S ITE NI ol 08 BNk 0 2R 1] 2 B o AR SR AR,
Jai» BB IR A BRI [R] Py U5 2SO K R s BN

RAEMRESEHFIRAA
20211 H 21 H

3015 T 15 W



	§1 重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


