B 5 HiE 500 32 5 BFF

Bt B S B

T\

B34 (LOF) 2020 £

5

A TERGE S

543

FER 5

2020 £12 A 31 H

HEBHEN: BHESETEBRMAERAT
HEFTXEN: PERIVBITREERAT
EHHEHB: 202141 822H



B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

§ 1 HERR

R E NN EF 2 N FRIEA RGPS B B RIC . R PR E K
B, PRI AR RS R AN S B AR AN BOE R DT

B EFE N EAOVARTT Bt A IR A FIRIE AL A FME, T2021 41 7 20 HER
TAIRE M SRS AR R GIR SN, RIERZN R AR FL 8.

TR PR IR B ORI .

S ENGR U LSS S SRR ST B U BN 2R B0, (B PRAE R

SE B o

S K SOF AR AR KRR DL BEBHT L, 5 BTH AR 0B R A B4

[ A B < 4 S U A

AR S5 SRR T
A A 2020 45 10 A 1 Hil2E 12 A 31 Hik,

§ 2 FEE&= MM

2.1 ZEFHKIFHR

FEETRIAR B4 /7 iiE 500ETF BE4%(LOF)
7 R AR F 77 500

e AL 160119

Tl 52 25 A 160119

J& Ui A8 oy A 160120

S (e i B (LOF)
ey VR 2009 9 H 25 H

T 7 A, < 0 A0S A

5,486,465,930.47 {7

B Hbw

AFEGEE R T Hix ETF, SRRV SHURIHE, 8K
R Ol 2 AT R B R e /M

IS RS e B4, LAPiiE 500ETF /R 3%
BRbRA) . NRIARTE HAR, ARESR UM T R T
18 90% B = #5455 T~ H by ETF. AR BE™ Al 5058 T hr 4
BRI e e, B iR Ko RN 2 e VR e

?/_’ Parar
Bk S DAL A T EL, 3 R T (A 4 e B P IR )
N, T FREAT RN, EER A T, Ak
o 72 K R L 2 T ) B A
i 0.3%, FEREFIRZEAET 4%.
O SRR
P % bR TR B 500 TR

AFEL SRR e HIE 500 FEEU 35 3 X 95% + 4R 4T

810 313 0T




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

WIfEE IR (BiJR) X5%.
AREGBRERES, NRS5ERTRARS. fisites
A AC 2 45 A1E Temiigie. RS NBENES, BA SR U
T (R 5 R AR P G 5 T 32 ARLARA ) RS AL 2 AR AL
REEEHA P 77 Fk 4 PR A A PR )
BEEREAN Hh ROV ARAT B B PR A ]
TR G A R fgifsmmr%@ TgifsmaFﬁ%
T L 3 N R RR 4 77 500
T B B I AL 5 AR 160119 004348
& ET R A AR
i 160119
;E%ﬁ%ﬁ%ﬁﬁx%ﬁ 160120
f&%gﬁ‘ﬂﬂ{ TR BRI 4,953,164,477.46 17} 533,301,453.01 4
LIPS

M AEEEAELZ G PTE RGUHER R EHAE B R ST, WRIMOY “FJ5 5007 .

2.2 BfREEREAF N

Ry HHIE 500 42 7 RIT TR R BOIEF# #5046
R4 F A 510500

A (Y 55 B IR

HEAGFRAMH 201342 A 6 H

B8 b BIESR A 5 i WFUEFR A G P

i H# 201343 A 15 H

R EHNAK A 7 R B AR A PR A
HEEFENBIK Hh LR ARAT B B PR A

TE: ARG AR5 AT I RGUHE -5 HANE BRI G T, TR0y “500ETF” 5L
“riE 500ETF”

2.3 HinE<Er= i 9

Bt H AR SR EREAAR TR E, B SRR B B AN ER R R 22 iR MU

AT e, R SE R ML, B e AR I F 5o (2
BB g HER A IR B B R AL, FRARAE PR A48 Bt i S H AU AR (e 3E4T A1
VALK

V%5 o ‘ ‘ B 3
ié’ PR | ot G b B A R L. A R A HOA T 500 AL

R 255 RIS B RS, NESES TRAEES., finkeshmiigis.
| AR SRR IR R, BT SRR DRI

HOTT AR I IBEER T AR AU RS W 2 45 A




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

§ 3 EEWM SRR MESEERI

3.1 EEM L&t

Bhi: ARt
WA (2020 4F 10 H 1 H—2020 4 12 H 31 H)
FEM % Fe bR B 5 HilE S00ETF Btf% B 75 HiE S500ETF HBkd%
(LOF)A (LOF)C
L AHA S i 7 58,440,906.70 6,156,671.57

2. A IYIA

273,788,499.26

30,187,822.72

3LV $5) 3 <5 473 A H1 )
]

0.0544

0.0465

ARG TR E

8,231,324,590.39

876,965,686.06

SR G BUHE

1.6618

1.6444

HE TR BN 687
HKPEART P 8

S HBHRR A O A NNEEEE 5 2 i) & Tg L A2 5 sebriica

2. AHICLIU TR S AMIFE W . FFEET HABBAN O &2 e (22 sh ik
i) FUBRAR R SR AL AR AT, AR DAY Cse B e n_E A28 fe i (e A2 shiieas «

3.2 HEHERI

3.2.1 A G HE SN HUFEM KR KIS R HANL S L B 2 s R L
77 FiE 500ETF B3 (LOF) A

1 AR AE G NG5S
P E B 3 s V25242
M Bt KEREE | HERHZER | O-6 | @-@
KEROD MW 25 R G »
@) HEZ®
HE=EAH 3. 33% 1. 10% 2. 70% 1.10% | 0.63%| 0.00%
TENDH 10. 60% 1. 40% 8. 20% 1.38% | 2.40% | 0.02%
o d—F 23.41% 1. 55% 19. 94% 1.54% | 3.47%| 0.01%
E=4 7. 83% 1. 46% 2. 24% 1.46% | 5.59% | 0.00%
TR -7.96% 1. 45% -15.01% 1.44% | 7.05%| 0.01%
HIE 45
R A 81.31% 1. 60% 78. 52% 1.60% | 2.79%| 0.00%
RS 3245
77 HHiE 500ETF B3 (LOF) C
1 AR AE 1 NG5S
P BB 3 P V25242
i Bt KERRHEZE | HRHZER | O-6 | @-@
KERO MW 2 REG) .
@) HEZ®D




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

HE=4H 3. 23% 1.10% 2. 70% 1.10% | 0.53%| 0.00%
LESNTH 10. 38% 1. 40% 8. 20% 1.38% | 2.18%| 0.02%
o de— 22.92% 1. 55% 19. 94% 1.54% | 2.98%| 0.01%
TE=4 6. 55% 1. 46% 2. 24% 1.46% |  4.31% | 0.00%
H3E4&EH

4. 53% 1. 36% -0.71% 1.35% | 5.24%| 0.01%
R RS

3.2.2 BE & FAMURE SR THHMER K R 23 K H 5 RS R 2
NS RARB O ELAL

F73 FIES00ETFER SR (LOF) AZ 3 {ER K ESE L Gt B EW G R A A L E BRI LEE

250. 00%
200.00% 4
150. 00%
100. 00% 4
] W ‘/Mw
50.00% 5
" !
YT /
l] M
0.00% j Wﬁﬁfﬁf
\I'l y
-50. 00% T T T T T T T T T T T T T T T T T T T
T = = v N ¢ T S v B = L e ' B N T | B -« B = B
¢+ L L L3 ITTIALLEsssR Tl
SRR A A G S S A AR D
B E EEEEEEZEZEgEeSEEEEELREE§
RRRRRRRIRRRIRKRIRRRERE
|— TitsEgkE  — TiblwagEE |




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

73 FUESOOETFEAHE (LOF) CR I FEIB KR SE R S L B E W & F a0 h L E BRI EEE

20.00%
10.00% "
‘I M'l I
hl g
M f T
0 00% \ .i||l |||.":'-
'(\W [
] ) |
=10, 00% |; H’F
-20. 00% WU q‘ll |b|.-l"-J-“J
'I"|"""_J
iy
| v
-30. 00% 1 ”h\
1
—-40. 00% T T T T T T T T T T T T T T T T T T T
gesyggsergsY_as-ase2sgesy sy
| | | | ] 1 | | | | | | | | | | | | 1 1 ]
§378%8783%33:8338783¢8 1%
e - - - - - O O A
& &8 8 8 8§ 8 8 §E 8 8 E 8 8 8 8 8 8 8 8 88
|— mibEgkE — RiblmmegEs |

Ve 1. ARFEG M 2017 £ 2 H 23 HEH C R0, CRMAHE 20174 2 H 28 HilLfr4k.

§4 BEARE

4.1 BEZ4H (RESZLHNE) i

w4

A%

EARE N2

HIRR

fEERH

BIAEH

EZF
Motk
IR

L

BN

ARH
e

2013 4F 4
H22H

15 4

2, R E N R E SRt 3%
E N R vk EALR L, R RS
MMP e R o G AR T BEAR L PR 4% 7 4R
17, MWFHEA T T/E. 2008 49 A
NFG 54, AR T e s B
T LS H B, ITIREIR T RS
P, 2013 45 H 17 HE 2015 4F 6 H 16
H, {Er 7 RIgHE4H; 2017 4 11

H9HZ 201941 H 18 H, (MK
W& T ERAESLE; 2016 4F 12
H 30 H& 2019 44 H 18 H, T /7%
EANW R BT R G A
HE; 2018 422 H 8 HZE 2020 45 3 H 27
H, f£HB ETF 3448, 2018 4F 2

H 12 H&E 202043 A 27 H, {Er 4 H




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

MEBEE L 42238, 2014 46 10 H 30 H&E
2020 12 H 23 H, {F 500 EEZjE44
;2013 5 4 A 22 H&E 4, 1T/ /7 500.
/7 500ETF #4247, 2013 45 A 17
HZ A4, {775 300, F 77 300 BEidt 4
¥, 20152 A 16 HES, (i 5HE
B ETF REAH,; 201747 H 20 HE
A, ATMEA R &4, 2017 £ 8 A
24 HEA AT = B R e 2 0
2017 8 H 25 H& 4, {LFd A sthr=
ETF &4, 20184F 4 H 3 H&ES,
EM&J%@%@%@;%misﬁs

, AL MSCI B R4 8 ;2020
E?HME%A HATHE W48 2020
Elﬂ%%ﬁ§7,ﬁﬁﬁm%%&%
H,

A 1. AESE AR MR H AR S

EFRAERH, JaER e B KRR H I

L PHER 2B EAE H A A RS S BRI RE M A S (XD HI;
2+ UEFF MLAE R THRAR AT AL 2 GIEZR MO N R BE RS BRI M) oG THIESR

Mk N 53V AR R E

411 BRSAERER - EET IR RS E R &2 3 F R EE ™ & 150

"4 et FEEREE (D | BEEEEOT) AT B B[]
e 4,649,736,670.6 | 2013 4F 4 A 22
NS 1 54,649,736,670.6 F4H
3| H
FhS T = 2t
X 2 | 1,031,409,263.33 | 202048 H 7 H
L' p
HAh2H &
. 55,681,145,933.9
&1t 13 6

4. 2 BE AN E A WA RSB R 1B DU U B
ARG WIN, AEEEEBENREEST (P NRITMERESF I k) S5 RIEAE

M P ENER & ARG R E SR E, AF W
BT, AR PR RS AR, e O B
&

HEMEH IRVEEER A FIIHUE -

4.3 A PR GETUH
4.3.1 AP G H B HATENR

BB E M, RAREEEOIEE AH .
/\

SAEHY S B 5T A SR B R Y 2
ANER BRI AREN, A
S AEP AN NI P &g DS E ey




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

ARG, AEEEENHRIAT GEF R REETHAR AP L5 H EHREL)
Ik DAY P U5 /N B2 e W e Y NS A 1 Yo /N i A
PRI E BT e IR A S .

P

4.3.2 RESZ ZAT RN T I B

AHe G T AW AN AL LT H AL AT ARG AN BB BN E BN fr A H 4
GZ 5N AT, KRB H A 52 5 RS (1 58758 by S i ZAE 77 24 H
A 5% L o

3

4. 4 WE WA E S T RRAZIESHT

RGN, HAIE 500 $EHETK 2. 82%. MIRIFATENL B R “fBELH R5” « “HW
B G o CERERREARN DT RG” S, REACE G AR ER 1R ZE TR bR ] AR B K
Ve, FIE I AR XU BRI, BROR T A EE S Aistt .

FRA TS A K Bt 757 T P9 R 5 22 VAT B 3 A 2 R

(1) KB T JBE ety Sk FR) R PR B A 22, %o B FRAT 13 H A R0 58 5 G ER B 22
M

(2) A IR AU B CELAE R AR S B BRI, 515 (0 Bty P A i 125
LT e AR B B i 2 5

(3) BN, FRATHRIE 45 Lo I By BOR BT 13 i &, HATEAIHE 13
AR ETT R, RSt R SN2 TR B VR A A, NSRS R KRE . BOR R
bf, PRERIRZ45 IR BAR VI B Y

4.5 WEBANEES KNSRI

BERESWIAR, AEE A MHFEN 1.6618 7T, REWIN, M EEKE N 3. 33%,
[F ML SE R KR 2. 70%; AJE4: C I AUAE N 1. 6444 JT, EMN, HEanHERE K
N 3.23%, [FIFANVGFEHER K EA 2. 70%.
4.6 REHNEEFHEANEBEEH = #HEE VA

RGN, AR MIESL — N5 N S H A ABEAR A ANsEEE
FHHEIR T LTI TS .

§5 BEAEHE

5.1 MEWAESH AL FI
7 B HE13 0

cninf%
BE#aEin
www._cninfo.com.cn



B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

e it H Ko ) i 4 S BT IR LA (%)
1| B REsE 130,558,239.32 1.41
Hop: 5 130,558,239.32 1.41
FEWE 8,623,537,634.99 92.97
] 5 WAL 2 5 % 464,120,396.90 5.00
Hrp: fiigr 464,120,396.90 5.00
APRES &SRl - -
Dkl k5 gty ; .
SRATA R - -
SEN IR 4 il gt - -
Fodre S =m0 1) SN IR
Gl ) )
BATIE R E A &6t 33,273,308.47 0.36
Hoph gt~ 23,829,205.92 0.26
&t 9,275,318,785.60 100.00

5. 2 WEHIRET L R ERRAE
5.2.1 MEHREATW 0 R BRERRAE

SEEL: NRMIT

R e ARBHE G 5%%%;{)%@“”
A . RS B ol 894,754.00 0.01
B KA 3,581,731.15 0.04
C il 3 Ml 83,822,860.13 0.92
D HLT. #T7 BRAR SOKAE P AL R 3,378,814.23 0.04
E et 4 1,833,681.54 0.02
F LR A EE 6,594,176.06 0.07
G ZiEEH. B 3,253,768.40 0.04
H fE15 FE Ol 638,340.51 0.01
| F R A AE BRI S 7,829,436.61 0.09
J Gl 7,186,805.87 0.08
K S Hb b 4,479,338.18 0.05
L R GG AT 55 AR 55l 1,482,742.01 0.02
M REEEB FEAH AR 55k 800,371.51 0.01
N IKFI PRSI 20 e 8 it A 1,185,803.90 0.01
0 JE RS B AN A AR 55k - -
P HE 147,136.00 0.00
Q TA A2 TAE 1,026,316.28 0.01
R A AR E AR R 1,179,164.56 0.01
S Lie 1,242,998.38 0.01
it 130,558,239.32 1.43

5.2.2 EWIRZEATI 0 REBBOER R RER R A S

%8 71 J£13 W




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

AT G A WIAR AR FFAT I BB B R

5. 3 MERARIE A RYME HEET = 15H BN ER P R BT+ 48 IR B R P4

e | omemem | mEmen | omE | Ah6E GO %ﬁ%i{fﬁ
1 | 600460 + 2% fl 119,200 2,980,000.00 0.03
2 | 688065 JLFEAEY) 21,727 1,820,505.33 0.02
3 | 300274 FH 't LR 22,660 1,637,864.80 0.02
4 | 600143 G RFHY 75,961 1,301,971.54 0.01
5 | 601099 N e 2 295,200 1,204,416.00 0.01
6 | 600529 LR 2453 22,400 1,123,360.00 0.01
7 | 300999 & 12,132 1,071,494.82 0.01
8 | 601880 K E H 547,260 1,056,211.80 0.01
9 | 600673 R OBH 190,127 956,338.81 0.01
10 | 600426 HeEET 22,862 852,752.60 0.01

5. 4 MEBIRIEGT MM R BFREAS

e fiie 75 i A ARME o o B BB LA (%)
1 | Exfizs 337,640,626.50 3.71
2 | RATEER - -
3 | &Rtfizr 124,778,870.40 1.37

Horp: BURME SR 124,778,870.40 1.37
4 | kiR - -
5 | Ak a4 - -
6 | THISRE - -
7 | "R (AT A5 1,700,900.00 0.02
8 | [FAhlkAFH - -
9 | HAth - -
10 | &it 464,120,396.90 5.10

5.5 MERIRIE A~ RYME 5 ST 155 HLBIR/NHE A BB T4 57 5 R A4

SARAL: AR TJT

e | msim | mmen | BEGO| anhl G | D oro B
el (%)

1 | 019627 20 [®fit 01 1,874,440 187,425,255.60 2.06

2 | 108802 #1902 1,004,190 100,579,670.40 1.10

3 | 019640 20 [ fit 10 886,630 88,547,738.10 0.97

4 | 020371 20 5fit 38 624,040 61,667,632.80 0.68

5 | 108604 [ 7 1805 240,000 24,199,200.00 0.27

9 00 13 W




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

5. 6 I HRIRIE A SMHE 5 EE R F=1$E LB BRT 48 B CRFIES

BB 4
ARHe AR AR RS A B SRR«

5. 7T WM EWIARE 2 SHE & Ze BF#E AR DT BET B8 e R BE W

4t

AREEARREMRARFFAREIR.

5. 8 WME AR A RYME G EE B 15 LB /NHE A B8 A8 BUEE % B 4H

AIE AR IR ARFFABOE.

5. 9 MEHIRIE A RNE ST 1#E H IR/ N BT+ R 2 8 4

SHEL: NRT

oy ity ik B 7
5 Hepafy | EREIA | BfEHTK CEEUN () FHE
(%)
P kG
P 7 IR — Lo RTFIR 8,623,537,63
L BBy :
1 S00ETE BR A % i?hﬁw 4,99 94.68

5. 10 R E MR A E & BRI B 113 5 T 0t Ui 9

5.10.1 R 5 FAAR 2 2 BB B4 F B A0 458 2 A 40
To

5.10.2 AZEEBF AR AR PR HBUR
o

5. 11 E PR AR S B W I E A S FH oL v

5.11.1 A3 E i HA 57 #% B BUR
Ko

5.11.2 #i 5 BAAR A B 1 B 6 HA B F R4 2 B 40
T

5.11.3 A3 B A5 HA B2 % BEVPAT
Tco

2

%10 71 FH 13 W

\|




B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

5.12 B AGREIE

5.12.1 75 IR RS B BRI+ B IE SR K AT EA4R AR 5 H B IR B #R TR
WE, RERSHEHIT—FARBATER. LAKHEER. WR, &N
RUESF HIF I B SRR 4t 2

e HA ) B R AT A UEFRBR E I 1805 GIEFRARAG 108604) AP FHARIEFR 11 R AT &
WRAPUEBIILREE, AAERS HE H AT E N2 ATFEDT. TR

R P EMR R AR, 2020 4F 12 25 H, BIESITREATHAE “ vl Bumn iy
SR S5 H SR i 5t 7 55 24 BUERUIEIE, b EIROR I 2 P e x LA Tk 4880 57T

X B IRAIESF ) BT AR PP AU B - AN Gt B8 LRI J3 OB BE DR SRR FP AT A O
RN 2> =] L 2K o
5122 FHRA SR BN +HRERTBHESSAMENZERTEE. WL,
B RLXH AR S R BB R SRR A HH U BA

AT ST AT A0 R B R B RILE A W IS, A S BN A B
ANFRE b BER BRI N EFE RN

5.12.3 HAh B = AR
Bhr: ARt
F5 £ Fx & o)
1 | fFHARIES: 910,857.86
2 | MSCIEZRTE K 3,997,589.04
3 | MU -
4 | BIYCRLE 7,269,403.32
5 | RESCHI AR 11,651,355.70
6 | HAIEK
7| FEETRH
8 | Hfh -
9 | &t 23,829,205.92

5.12.4 |G FARFFA B A& T e BT AT 2 45t 55 O 4
AHE AR WIRARRFAT Wb+ H B 0 T e e 7

5.12.5 R & WK AT+ 48 IE H A ETIE Z IR 1B L BB

o o e - TIBZ R A | HESESE | mEZREN
FE| BRAR | BRER | oaw e | S oo "
BB T B
1 | 688065 e 1,820.505.33 0.02 Eémﬁhj
2 | 300999 & 1,069,545.06 0.01 | BT e

11 5 13 ;W



B 7 HIIE 500 A2 5 BT A He 50U 75 15 T S S BR A £ (LOF) 2020 4R35 4 ZEE iy

§ 6 R EEHHZE

AL fy

i H

B4 77 HiiFE 500ETF B
(LOF)A

B 77 HiiE 500ETF Hds
(LOF)C

7 AT <5 0y B 0

5,067,208,357.25

677,800,476.05

0 ST 1) Bt <5 FR 473

548,453,648.60

54,146,288.45

Gxl

662,497,528.39

198,645,311.49

T Y 1) 5 < 97 20 A2 BN 477
WA L")

T T A S < 00 A

4,953,164,477.46

533,301,453.01

§7 E&FENZHEARERESESFR

7.1 ZEEEAFH EESHHRZNFHR

BAREIR, FEEEHNRITERIESMOE.

7.2 ZREEHENCHEFRERBEAEST S WA

AN, S E AR 8P B S AT G T DL

§8 MBI E RN IMERFR

8. 1 MEHIN BB HEIFHESH LB B T 20%891F 5L

TR SN AR R R S L B AN AE A B T 20% 1 100 -

8.2 UMK E PSRN HMEERF L

T

9.1 ZBEXMFHEZ

1. CFd 7 HIIE 500 A2 5
2. (FEHHAE 500 &2 5

TSR BOIE 7 #5258
TR AR 355t

§9 BAEMFBEZR

b
iz

%12 71 FH 13 W

R cHEHE G (LOF) A H)
GG (LOF) FEE M)




P9 77 HIE 500 A2 5 RUFIRGASR BOiE 70 5 Bk ROk 4 (LOF) 2020 455 4 =4k

3+ BT HHIE 500 A2 5 TR BOIE F5 18 78 3 B 36 4 (LOF) 2020 4F 4 ZEFE i 25 )3
o

9. 2 FEIEHE B

VRN T AR HH DXEAE 4718 35 FH % 5999 53k 4 KJE 32-42 #%.

9.3 B HR

MGG http://www. nffund. com

%13 71 13 ;W

cninf%
B
www_cninfo.com.cn



	§1  重要提示
	§2 基金产品概况
	2.1 基金基本情况
	2.2 目标基金基本情况
	2.3 目标基金产品说明

	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排名的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排名的前五名权证投资明细
	5.9 报告期末按公允价值占基金资产净值比例大小排序的前十名基金投资明细
	5.10 报告期末本基金投资的股指期货交易情况说明
	5.11 报告期末本基金投资的国债期货交易情况说明
	5.12 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


