JURMEERIT IO R R S (LOF) 2021 3 1 FRERE

JTRAIEESTIREGESF SR E e (LOF)
2021 4E58 1| FEME

2021 4£3 A 31 H

EEEEAN: TRESEEFRAH
EETXEN: LEHITROGERAH
WEXEHBE: —O=-—&FIlA=+—H



IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

§1 EERFR

B NI H F 2 G B OREAIR & AT RN AE B BC 2 1R SRR aL
BN, XL AR B YRR AN e R M AR A Sl B A ST

BEFEE NALURATI M A IR A R R E AR & & e, F 2021424 H 19 HE
%7 ARG I 2 fbn . AR A ARG N, RIER N AR
Bic . R I MRk B ORI .
FE S A N R LLCSEAE Y B 5T 1 S U4 B RS B B 4 B 7, (HANGRIE S
ERH
B WA SR ARB AR LI FAG R, FE o E A B v sk ai b
GEiRfe@N S REEE SR

AR I % BB R 2 H T

AREHIE 2021 4F 1 A 1 HiEg® 3 A 31 Hik.

&

§2 HEEMIBEMR

B 4RI JTRHIEER ST HE 4 (LOF)

P A TR T 5

He4r AR 502056

HegiafEr A FLTIFF IR

Fea AR 2020 48 H 26 H

IR EE S AU AT | 248,872,271.51 fy
B ERERAR AR A, B SRR 5 R AN R R R ZE I

ot Hbw B /ME, 35K 5 R B A 25 BE #5 117E 0.35% LA
IR ERRZEAEHILE 4% LA .
RIS NTRENIE S, FECRH G AEHNE, B

—— FECbR 1) 8 B0 A7 15 P g S AR T ) 8 48 T A%
RHE, FERIEARIIFR B B S AL E AR Zh i3t
AT R IV P R




IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

A IR AN e B R AR O s R eI
SEAT U, BRI e ) H U RIISE [ S5 50 A 3 4 BRI
Mk ZT LA A ROR 7T RE A R FEMIN, B PR 2 ey
AR OL S BOR BN EAS 2, B HAh BR P 3 B vk
A R AT ERER AR B R RNy, R BN S S bR
PR A G AT E H R, DU SEIUR BRER IR Z T
R o

95% > 1 11F 2 7 FE H U 25 R +5% >ER 1T 1% A 77 2k F| &

b g b s R v
(BiJa)
RIEGNTEEE TR B E AL 4, RO XS
MR EE TR ligi s, fFUERSEARSE

RS AC 2 ARr AAE MG, ARG NTREUNIE S, PUERESARIIIRECN
BEEbR, BB SR, UL RIR TR
19 5% 52 T3 S AR AR ) UG WA 2 AR AT

HEFHA IR 4 A PR A A

HETLEAN JEHARAT I R A ]

TEAFESREET | 5 s R

PR IRAR S | R RO BT R B e g s
" (LOF) A
T @ oy 34 13 N TE
S s

i/

R e A SRR
502056 009881

i

WREMRTEHRES
197,327,075.04 1 51,545,196.47 17

SRR SE

TE: ARFEG RO RAR BRI H 4 LOF”,

§3 FEMFMIIMEEFERI

3.1 EEM KRR




SRRSO R R S (LOF) 2021 23 1 FREEMRE

A AR
e
X B (2021 £ 1 A 1 H-2021 4 3 ; 31 H)
B = :

IR AEET a5 o 5

ITRAEEIT RS C
(LOF) A

1AHAE s a4 6,932,189.29 1,428,329.97
2 A HHF) -24,069,168.39 -5,195,059.49
3N 15 35 4 3 BUA HA A 3l -0.1413 -0.1447
AR EE & Bl 278,556,749.05 72,691,347.51
SR IE S BIFE 1.4116 1.4102

H: (D FrdiEs SR AR REA NN 51 & Iz A, thA %A
J& SERBRI K AT B T

(2) AT SRR TR S A BRI RN . RS HARlN (RS A RN
EARENYES ) FIBRAR DG S G AR A, AIARNE A 2 se G n EAI A i
B
3.2 BERERI
3. 2.1 ESHPUFERKE KI5 FH S LB RS 2 1 EL B
1. JTRFIEESTIEE (LOF) A:

. X kg g
et | A | e ﬁéq&%
BBt z@ AT | HEEls %ﬂﬁ; O-® | ©@-®@
@) (B @
>3 =/
’g%— ' -2.21% 2.33% -3.37% 2.39% 1.16% -0.06%
. N
’%7&” ' 9.03% 1.99% 7.73% 2.04% 1.30% -0.05%
HESE
EEX ¢ 6.59% 1.92% 4.67% 1.97% 1.92% -0.05%
L
2. T RPIEET 8% C:
b FEBEK | EEK | kgiteE | kg O—06 @—@
X NN e T e VBl 32 - -
O RinEE | IS | RS




IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

@ EHE)) RIrEE
@

ot =A

J}fg ! -2.25% 2.33% -3.37% 2.39% 1.12% -0.06%
\TJ_ _\A/\

Ef/ M 8.93% 1.99% 7.73% 2.04% 1.20% -0.05%
HESS

[F] A= Rk 6.49% 1.92% 4.67% 1.97% 1.82% -0.05%
B4

3.2.2 BHESHADRES RTHFEN KRS RIS RS R A i R AR

BT

7R AR RS T R EOIE SRR BT IR 4 (LOP)
RIHPE G AR 5 Gt b R R i i 2 20 1 g s o0t LE ]
(2020 4F 8 H 26 H% 2021 4F 3 A 31 H)

1. " RHEETHES (LOF) A:

30.11%

26,33%

22.58%

18.82%

15.06%

11,29%

7.53%

3.76%

0.00%

-3.76%

-7.93%

2020-08-26

2. TRPIEERITHRE C:

2020-10-02

2020-11-07

2020-12-13

2021-01-18

|~ EPIEEREY (Lor) & — W]

2021-02-23

2021-03-31




SRRSO R R S (LOF) 2021 23 1 FREEMRE

30.04%

26.28%

22,53%

18.78%

15.02%

11.26%

7.91%

3.76% 1|5

0.00%

-3, 76%

-7.91%

2020-08-26

2020-10-02

2020-11-07

2020-12-13

2021-01-18

|— I & iEEs et — bS]

2021-02-23 2021-03-31

e (D ARGy 2020 4 8 [ 26 H, EPFR mARMW 4.
(2) A%gT 2020 £ 8 H 26 HIERFERY AL e b T3 B R

(LOF).

§4 BEAWE

4.1 B&LE (RESZHENE)

EARRE & 1) 5
A 424 T H] ST
"y % ﬁ,lii;ﬁ[ﬁﬁ 4 .

fEER | BfEH TERR

H 1 i1
A FHE 4 1) 3 BE RS, it B
S5 TR A [ I 2 17 58 R el Mk
TRIIF 100 454k WEF . MAERYINESE BA R
TR 4% 7t 2 ARG, IR E A
4> (LOF) )3 2020- BRAF P2 B L, TR

PEE | &4H; Tk 08.26 - 114 | REEHERAAHEH

HHIE 4 FRTR KA s 6. TR IRIIE 100
EFREA K TR PE RS RS
ERIE R Z3(H 2015 4F 10 H 13 H &
TR A 2020 £ 5 A 25 H). |~ & HiE
S, TR 2T 48 $ o PR S % v 3 4




IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

HIE 445
B RLHE 2L
e Ik
TS
HIHE 23,
IR A
EE LR
FeB R
HAEF %
REenise
g TTRE
WERREAE 5
I Fe
BOIE S $5 5%
REenise
g TR
WL %)
LD G W
BOIE S $5 5%
Sy
PR S
REgH,
& FFAE 1000
ERAGNY g
AAEF 5
REerRe
g TTRF
i 100 %2 5 A4
H e Ta %
HEZF P BT A
EHIHES
B TR AR
100 %2 5 B FF
R EOIE
R R
R I
REerRe
2, TR
HEP AR
Jr A2 5y BT
R HOIE
TR TS
HIFE G243,
7R HREA]

HEZH(H 2015 £ 10 H 13
H% 2020 48 H 25 H). |~
R HIE 800 22 2 T I ik e £
WEHEHEEEEELHE(H
2020 £ 4 H 13 HZE 2020 4
11 A 30 H).




IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

2T 4N
Zy I
FRBOIES 1
TR 1) B
S8 H; 5L
P
2

e LARER E RS R E TR 2 w] A 15 B s i H i

2.30FEFF DO SCGEMATIE 2y GIEZR A MO G2 5548 B B IMED) HOAH CRELE o
4.2 BHEAXHREG RN AT SIE MM T 5 16 0L PR 134 B

At AN, AREESEHNHEEST (P NRIEMERERF R EESER) FH K
ARG AR S SR RS G KRR SEA U E, B WEEH
Bl iR T 1 R D BEAE P BE E, TE AR AR U (I BR Al b, DN EE S AREA A
BRI AR M . ARG WINESBIEGEE, THREESFE ARG N, 8
MR B E BT A RIEM AR &S iE
4.3 AP G E YL
4.3.1 AP 5H ERPATIENR

A A B LR I R R R, NGRS 5 o FCEA Y B N s R, IR s
1o SEI AT 9 AR5 SO B A v EAG . ORIE P58 5 J U] ) SE 3L

TEAR 08 VRS0 PO S0 HR1) 7 T, A R ST T P 1A T 3 A P R A B AR
PR A AR (R L AUR IR T 7l #5308 i, 30t A& 4 BRAE BRI [l 9 FT DL 32 4
R, S B AR P A T A A 1 B AR T . TEAC Sy R, e ss B R
“BRRMLSE. s thse. WBIEL. SR P IR, AFPoRsnias. S
5 Rk A 0 XSG 42 ) el It 4% TR A8 B RGN R T 5 I AR AT S 45 R T, s
LB R (2 oy UG R s REA% B T L T B A8 B 5 A TR IRk T W S A
%, SELBLTE AU 1) 45 .

AR EHIN, EIRAFZ 56 S SAPATE L R AF, AERHRFRHAEGZE] T AF
X, RKEAARAIARNFIAE 5 F I
4.3.2 REXHITRNEIHA

BIREWIN, RAFE NIEREAESSHRESATF NS, FHRH
AL oy S B R FRLIA AE Gy B I iU 77 24 H S B 5% IS G 48 2 Ik, SN
e 4 0 AG L V 2E 6 ) DR 45 8 SREMES AN IR T R A IR IR IRI 38 5 5 T DR 4 4 AR SR A T

g
=
&

8



IR PIEEITTRBOE 1% % 34 (LOF) 2021 58 1 FE ikt

THMAEF

BAREHAN, RRIUAIE A TR SR A 138 5 AR s ik 1 7 %58 5 o
4. 4 REFNESIHRE RENZBIEM T

AL PRER AR I R BT 184, SR BOR BT 3800 7 IR %555 5 Ry AT
AR AR TN A R B R B A s SR ) B AT R T AR AL, FEARE BAn i
O E A F A FRR, DB SR T BT E R S I A T 5 o AR G i AR
EARE A EHITR B INER B, FREREACK H 58 s By AT IR e, REk
R ERER R 2

2021 fF 1 =, AT 2ELE vV BGES, JFIR 300 ST K 3.13%, ik 500
FEHUN I 1.78%, GINVARTEE T 2k 7.00%, HHEEITIEECT Bk 3.64%. 1 ZEEY), M
SFRANVE RS TR, A BRTTIHIESE T 2020 4F 4 BEEMES, HhmmK.
R AT FIA BRI H 582 . F LG, ZRISEG R IR AT, it Tk
TR 5 UL S i s PR R s, A T IR R AT, S E AT AT A B 30
Kl [Fe, ELFF RN EIFTIAT, BAANE 1 XU D) 3B D IR 8 2 .
1%, AT IR IR AT AR I E KR, (RS2 T3 KU U Bl IR S 5K
FENAZ TR AR KSR IRS), B9 )5 W T A2, KAERK
I P R

BEWBUEIE T, AN, AREEEROET A FER, AR E B
HIE B2 ] R R AR B TR R 5 A, @ VR AR R o R AR AT AT XU S
4.5 REFHNEERISRI

RN, KEE A BEESMHHHEIEK AR -2.21%, C RIS HAHER K
HN-2.25%,  [F] AL S Lb s JRE v U 2 % N-3.37%

§5 BMEAEWE

5.1 MEHREEHAEHNR

B 3 B
e i H SH(T)
H EE 151 (%)
1 | B 331,351,042.56 92.42

Horp, g 331,351,042.56 92.42




SRRSO R R S (LOF) 2021 23 1 FREEMRE

] 5 WA $5 5%

666,070.17

0.19

Hrp. fiigz

666,070.17

0.19

B SCRFIESR

RAT TG H AT e aTr

22,950,399.97

6.40

HoAl 557

3,549,303.77

0.99

it

358,516,816.47

100.00

5.2 MEWIRZATW A RAB R EHE
5.2. 1 MEHIREATI A RKIFARZR R A E

ek

RIEl

~ICHHE o)

AR B TR
] (%)

A

PN NN <K\

R

bl

154,504,060.29

43.99

. B S BOKAE =R R
A

24,036.12

0.01

SN

AT

20,493.82

ACEIEH . BAEATIEBOL

T (@ |[m |m

ERERIE /84

B EME . BAEAE E

14,138,052.48

BRI 55l
R4

Gl

LG RE 55 AR 55 Ml

S |Ir | X |o

BHEART FEMBAR R S5

65,846,629.71

18.75

10




SRRSO R R S (LOF) 2021 23 1 FREEMRE

N 7R BRI e 15 it o 2L 23,509.48 0.01
O &S BHAHAN ARSI - -
P #H - -
Q | DAL TAE 96,794,260.66 27.56
R [3Cfb. 1RE ML R - -
S |45 - -

it 331,351,042.56 94.34

5.2.2 MEMAREAT A RPBEER T RERRAS
AN FE B AR S IR R R 8 o R P R SR

5.3 MEWIRIL A SYME b 2 B 7™=13E LI K/ EEFP BB+ 42 BRI R A 40

B 3 4 B
e | REA I 52 44 K HE() | ARUMEQGD)
E (%)
1 603259 24 P 4 283,156 | 39,698,471.20 11.30
2 300760 B RST 91,664 | 36,584,019.04 10.42
3 300015 % IR HR L 455,074 |  26,963,134.50 7.68
4 300347 Ry 142,002 | 21,315,920.22 6.07
5 600763 R RIT 60,468 | 15,147,234.00 4.31
6 002044 TR 917,012 | 14,140,325.04 4.03
7 300003 R ST 421,188 | 12,345,020.28 3.51
8 603882 Gk 92,300 | 11,726,715.00 3.34
9 300677 HRHETT 69,150 | 11,173,948.50 3.18
10 300529 TEWLAE D) 133,545 | 10,149,420.00 2.89
5.4 MEPRIZFEHFIDIRPFEFRHRLAS
B 7 A 4 B
75 75 i e E (T)
THE LLB1(%)

11




SRRSO R R S (LOF) 2021 23 1 FREEMRE

7| ATEAR (AIAZHARD 666,070.17 0.19
8 | FhlLAFH
9 | Hit
10 | &if 666,070.17 0.19
5.5 MEHIRIRA RUME & FEE B = 1FE B XN R R A s8R A 4
P
JP5 RS | BiRAARR | BE 5K Qéﬁﬁ iiiiq
) (%)
1 123108 R 2 3,849 | 384,900.00 0.11
2 123104 i 2,383 | 281,170.17 0.08
5.6 REHIRZEARMAE & EEST = FE AR DHEF IR+ 4 B P2 SOFER R
B 4

ANFE G AR WK AR B8 7= CFRUES
5.7 MEMRILA RME LS B = 1#E IR /NEF R 14 58 R 8 % i 40
RIS AWM E AR RFFE &R
5.8 MEHIRIEA SOME o5 T 7= 3+E LB RN HEF IR 44 BUES 3% B 40
ANFE G AR AR A FEA BUIE
5.9 MEHREARESRFMRIBH L BB I
(1) AREEGAMAE IR KRFEA BRI,
(2) AREGARE MW R AT A HITAL 5 .
5. 10 R WIAR A F L4 B 1) B BT 538 5 1 1 1t B3
(1) ARF:GAMSE IR KRFEE E TR,
(2) ARFEG ARG WA ABEAT I i 5222 55
5.11 BEAEHEME
5.11. 1 AREERBWIF T HRIETFRURAT B4k, )N SR 226 50 4R B R A IR A
I PEHR A G 1) AT — 4 P RS2 B0 78 3 T e B S B R ) R BA AR Ak 7
ARFHE S0t _F 3R AR AT BIAR A 5 (B 58 e SR 75 & M SRV I e 3 4 & TR Y
TR BR ER ARSI, AFE SR T HARRT -+ 2R T AT AR A I
HUISZ R WA, sER S H i — N 2B ATHETT. TSR

12




SRRSO R R S (LOF) 2021 23 1 FREEMRE

5.11.2 ARMEWN, FEHFERETT 220 SR BB H 234 A R e 1) 2% 2 ik 22
FIETE o
5.11.3 HAMBEF=HIAL

P 5 ey i SHI(T)
1| AFHR RIS 258,073.49
2 | MWCIESREE K 67,032.82
3| BYA
4 | MICHE 4,980.98
5 | RIS K 3,219,216.48

6 | HARNHK

7| AR

8 | Hith
9 | &t 3,549,303.77

5. 11. 4 #REWIRFFA KL T H B T B 5 35 DA 40
I AR R AR5 A AL T 1 YT T e 4 5 77

5.11. 5 5 HIRAT 4 R rh A E Ll 52 PR 1% S A U A
AT AR T IR 44 BB SR R A AETUE R PR DL o

§6 FBAEEHHEZ

BN Ay
IR HPIEEST TR 5L - 5
T H IR FPIEEIT FREC
(LOF) A
i e GERIIE S A TS e 99,318,415.93 16,565,636.81
15 A A TE] FE 4 5 R 40 0 249,906,523.25 102,750,714.09
Jale o J A TR) 35 4 R B[] 47 %0 151,897,864.14 67,771,154.43

& IR R 4k o 22 i 3 (4
WL -7 )

5 AR L &0 AL A0 197,327,075.04 51,545,196.47

13



SRRSO R R S (LOF) 2021 23 1 FREEMRE

§7 ESEBEANBHEEREREALEEHR

71 REBHEAFHAEESHBRIIER

AR I B R A S0 3.
72 REEEANZHEAREIFAEESTZYIH

AIEIA, EeEEAAMAAEIZHE AT E G B, 18R LA G 1
ot

8 MHEEERRNEGEERRER

8.1 MR FE RENHMEESER
R (ATFHEIFF R R EE DR EHINE) M (ATFSEIRHRRELE
535 RECE SR T]) SSEEEHI M S A RN E, £5EE
BN, IR EIER &R, AARYUEH 2021 45 3 7 31 Hilg, X &
rFEER RS FEE IR SO AT BT o VRGN 2R B BN Ik
(www.gffunds.com.cn) T (O THE T 0 B SR IE< A TP SR UE SR I T R S0 1F
TRHIE SR 5> B & R SE R S A5 ).

8515 3 5

§9 FEEXMHFER

9.1 FEXMHHEZF
(=) A EHIE B 2ot R TR BT R 80 GOIE S 3BT B G AR TV E ) R AR
ST eSO AR R4 (LOF) HISCi
() (T RHIEBEITIREOE R R 5 S (LOF) F&4 )
(=) (T RIIEBEITIREOE 4 54 (LOP) FEE M)
(V0D FEE A
(T )7 k4 B B PR A w40 45 K000 )
9.2 FFBOH R
JUIMTTEER X E M KIE R 15 RF E ) 8 31-33 #%
9.3 EHFEHFR
LA b vt nI e B T (A G 2R A ], A A4 A 2 ) S 53 E AP

14



SRRSO R R S (LOF) 2021 23 1 FREEMRE

2. . SR 4 A E N W HE http://www.gffunds.com.cn.

JTRESEHARAH
—O=—#IUA=+—H

15



