g4 RIE 800 HiF=fREAIESF R A&
(LOF)

2021 4B 2 BERE

2021 %6 A 30 H

HEBFHAN: PEESEEAGRAF
EEEBEAN: PEERBITROBRBAF
WEZRHHRE: 202147 H 20 H



S AEH = 2021 SE5 2 FRPEM A

§1 HERR

HEEWAMER S HERIEAR SRR A EEREICE. 3T MR E KN,
FEXF Y BB R TR S8 AR S R R AT

FEGFEE N E@RAUT IR0 IR A R RIS AFE S S FRUE, T 2021 4507 4 19 HER T A
Wt M 5 F bR . HERIAR R AWM EEANA, REERNBEAAEREBICE. RS
NE AN DN b

R R VR LLEAE F SRR 57 i SR U FRAE PR 08, (AN ORIERE & — E A

FESHE A SR AR HARRIL . VA KUK, BB TR 30 SR A0 R 2 e 15 A
e SANEEE VIR Y EN R

AAR s I 55 BORERE H it

ARAREHIE 2021 4 04 H 01 HAZZE 2021 4£ 06 H 30 H1k.

§ 2 B&T= R
B4 TR 8 4
Iy N TR i LOF
HL R 160628
R Y (N LT
ReERAEMH 20149 H 12 H
i R 4 40 B 0 295, 922, 827. 21 ¢
i gl =R R ERERAR TR EL, A SR PRI v B FE AT R R 2 e Mb, 146 H )
PRER i 55 BE A I E 0. 35% AN, IR IR ZEFEHIAE 4% LA
P TR A HE R P sh NP B B 58 751, 4 FR R B TE AR IR HR 200 1 R

PUE AR BT AL A, IFHRAE bR A FiE 2O i b AL (1 22 fe it
ITAHR RS . PO R R A TR R R B R ARG SR )
1 EEAT I 5 BIODR 2i <x 16) FR AR TS [ 5 ok A 25 < BB (1 45 B ) 30 R
FIRE T ORFEMIN , BRI LL R IR G O T B sh TEA L I, B At S A
PECCVEA R RER BRI 4R B, S BT DB A &8
BGATE MAEM R, JORPRERER R 7. AR IF RS M
TFE IR R 5 [RYL S P I 2 18] A 25 R i 25 P2 AN i

0. 35%, HEERERIRZE AN 4%. 0 BE a5 d A0 48 sl AR R R =
BUREA i 125 P AN PR R 22k R VE F , JE e BN NSRS 2L it
R N L IR DY

b &t H L i HiIE 800 Hb ™= R0 28 % X 95%+ AT IE AR AR (BlE) X 5%
JRBS A 2 A AT TR AR G, PO R XS S M TR A AR g7

RIE G SR &, JUETF BB e U e U i

%20 k121




S AEH = 2021 SE5 2 FRPEM A

e RN AR O R B 6, R HIIR BRI, BA 5t
335 2 AL b P48 BRI AR 18 2w AHABL AR A AL i R AL o

FHEFHAN A HE L 4 A T4 B /A )
HELEN Hp [ AR AT I A BR A
TG,
§ 3 XEM AR EFERI

3.1 ZEM &R

Bpr: MR
B RS R=Y WA (2021 44 H 1 H-2021 46 H 30 H)
L AR s s 3,961, 307. 05
2. A A -21, 823, 469. 45
3. IR £5) 3 4 4 BA HA i -0. 0772
4. HIRFE G %= 300, 248, 452. 42
5. WK I G B 1.015

e LA SIS AR RO . #eitiiat . HtloN (NS A i EAR s
BRAR SS9 LIS R A, AR Dy A 9] s B it n_E A0 28 Fe (5 A2 s i i

2. ik SRR A OIS A AW EEE 5 3 e i 2 T2 - (i, it <6 1) R A e
[ 2% BEGRH I, TP SKBR AT ZAR T Fr a8y

3.2 HEHERN
3. 2. 1 HEMBUHEN KR K H 5 FEHV S B S i i 2R 1 Bt
N%5 {388
HEIBK R | EE KR | gt -
i Bt - TR 25 O6) @—@
MHEEQ | HRZEEO -
HZ@®
TE=1MH 0. 78% -10. 48% 0. 79% 3. 3494 -0. 01%
XA H 1. 17% ~11. 60% 1. 19% 3. 46% -0. 02%
ok 1. 31% ~13. 23% 1. 33% 9. 90% -0. 02%
pU i 1. 54% ~14. 96% 1. 52% 26. 34% 0. 02%
oA 1. 46% -19. 69% 1. 43% 38. 65% 0. 03%
H3E4 4
1. 83% 31. 43% 1. 72% 31. 98% 0. 11%
GRS

T LGB E=IE 800 3 PR Bl e R X 95%+HATIE IAE AR (BUR) X 5%

%30 Sk 121




Wt 2021 4E5 2 ZRREAR S

3.2.2 BESAFAMUNRES RIHFER KD R HE RSB R

RABF KR

160
140
120
100
80
60
40
20

0

T

TRl s 7= B o T M S S b ] A Ml £ B AT B SR i SR S e 5 S S - HC B

00%

00%

00%

00%

00%

00%

00%

00%

00%

|

M' Mihmm}uvfk”fhhu

: ,
i

[ - T o N e O s ST e B - TR -+ o TN o S (N o NN o S = O = T~ o s B o S s S o
- N ™M O @ — ™~ M = @ — N O — ™ ™ OO =— ™ ™o o m
$ 5 8 2 838 2 35 - 338 ¢ 3855 8 8 s 3
S N O O O
S 5 5 &5 5 &5 5 5 58 5 5 5 58 5 5 8 8 8 8 8
[—medein A Ribe Mk E — MER” Bl St s
I, AREESHEESEFT 2014409 H 12 HAEK. 2. BEECWSHR, REESME T T

91 23k 8 3 < [ o R )% L A5 o

3. 3 HAhtz
*: T
§4 BEAME
4.1 RE&ELHE (BESLH/NH) FHNH
FEREENEESLFHIR | F5 M0 .
| H

E | BE T rmam [ mEaw| &R Ve
EletE, EEERE, BAAmd, 11 4F
UEF MMV 2856, % AT 38 7 A T A PR A = %
PRE AR A T, 2018 45 5 H N M
RS EHARA A, DUTE AT
R 42, 2019 4F 03 H & 2020
S 12 H AT AL IR FE 5 AR SR 4%

EA& FEEZH| 2021-01-01 - 114 |[REESFELSZLH 2019 4F 03 H £ 2020 4

12 AT AR OR ML F8 505 e
KBRS ZTE 2019 4F 03 HE
2020 4F 12 HHAEMS A AU S B AR TR
I AF R e R4 2 T 2019 4F 04
H 2 2020 4F 12 H AT FIE 800
FRE FUE R SIS A, 2019

p=i
H
o
b=l




S AEH = 2021 SE5 2 FRPEM A

11 H & 2020 4 12 A4 EREEHE A
I AR E 0 PAE A R e R 4
2P 2019 4F 11 H & 2020 4F 12 48T
IS4 PR ARAT 48K BOIE T AR R A e
&2FE, 2021 4 01 F EAEARMETIE
IR ARHOAIE S 4% B 56 4 (LOF) 24
2P, 2021 5501 H 2 A4RATBE 4 HHIE 800
o= FEBIE F 48 T A 4 (LOF) 2448
2021 4 01 A EA AT IR
BOE 5% % 3 4 (LOF) 34203, 2021
01 AF 2021 4E 01 H AT IsAE T iE4R
ITHRBIE S 4 (LOF) &4
T, 2021 4F 01 % 2021 4F 01 HHHAFMY
Her e (s B ARTE R IE SR A &
(LOF) JE 422 3, 2021 4F 01 H 2= A54B4TNE
HEriiE A BT ML A BRI F 4% BT 3
4> (LOF) 3£ 4243, 2021 4F 02 H £44H4T
TS 4 FRAIE AR 72 b 22 5 B G R HGIE
BRI IS LTE, 2021 £ 02 AEA
FAAT IS R UE 40 o A0 TPl 3 j 3T 5 7
F TR EOE 3 B R S S 4 2, 2021
03 H RSN ENIES 8 w17k
o RIE BRI R R 44
H, 2021 4F 04 H 245 HAEMGHE HHIE P Hy
IR 5 1AL ) BT i e e 77 4%
BRI 2021 4F 06 H AT
TS A mpIE 2RI ) = B AE B R T ke £
IEHR RS S, B R AR
& MRS, AR BA A AT 4 3L 4 2 1
KR,

e 1o ARBUH AT AT H AR A R R g A IR AN A S 2 H s SRR T Sk et e P
1, AR AN S S FAENH .
2. UEZF MO SCEMAT ML 2 565 ML A 53 BEREE B IME IIAR R RE
4. L. 1 BRSRAERER - B R R S B R E 2 7 F R & K7™ M F
T
4.2 BEANRE RN RSB ERA T EHB KA

RN, AT GEFFRREER) SR EEM. hEIER A RE
ARG ERINAE, REWETE BRSNS AR R 507, 787 A2 1] KU )
Bt b, ONFEE R NSRBI R RSN, ARSI, MEEEREE AR

% 500 k121



S AEH = 2021 SE5 2 FRPEM A

A5 FH e e AR AR 2 479
4.3 NPT

4. 3. 1 A3 5 B HAT R

MBI, AT AR ST A TR, RS R R, 5. AR
AR TR,
4.3.2 RERZ BTN E T

W, Aok R R B LRI G X R S8 48 S T AR M %
RN T AL 6 5 5 120 5 T ATF S5 R 14028 5 WA e 0 830 5 5 3 4
BAFRARN SHOZHUEN 2 W EEREE THAES R I 5 R S5
4. 4 5 WA E SR RIS RZE 21T

R P, I R IR G A DR 2 IR, IR B M M V7 30 3 R
A, R O P PR B S B R, BT HL S T 43 e EI AR

4.5 MEHNESKL SR
BEEARE IR, AR W AU G KT, 14%, RS B R AERT K 2 09-10. 48%.

4.6 ME AR ETH ANBERE ST ERE RN
o

§ 5 BEAGIME

5. 1 IREMAREER~AGHENR

e it H EH () A R T (%)
1| Bt 282, 788, 547. 17 92. 40
Hop: S 282, 788, 547. 17 92. 40
Fe - -
[ 72 AL 2 $5 - -
Hep: fids - -
B FFUESR - -
4 | mEEEE - -
G AT A AR - -
SN IR il gt - -
Forbre S R] I (1) SN IR 5 4 il %
I—ﬁ;:
T | BTG H AT S AT 19, 098, 275. 56 6. 24

o6 I o121




S AEH = 2021 SE5 2 FRPEM A

HAh B

4,148, 543. 20

1. 36

aif

306, 035, 365. 93

100. 00

5. 2 WEMR AT R B ERRAS

5.2. 1 EWRBEB R ZT I RORABRERRAS

(L]

TV

KRME O

R

BB A ] (%)

A

AL AR B

B

R

C

bRl

LA 0 R BOR A= A
G,

i b

R FE

2,793, 420. 00

ALEB . BRI

=ngNep N Besl Nes|

{31 A ROl

—

5 R A A
S5k

SEs% NIl

bl

i 4l

275, 925, 058. 44

A AR 55 i 55l

R s Z N &4

KA PR AN 3Lt B

fi B SS  AB A LA IR 55,

A

A A2 A

St R E AR

N ™o |v|Io|IZ2|I=2|10 ||

LR

it

278,718, 478. 44

5. 2. 2 MEHIRPRBE T ROFARERRAS

(%]

eS|

KReE Go

b

BB LB (%)

A

KL MR B il

11, 290. 28

0.00

R

il i b

1, 226, 984. 56

0.41

HLAT 3T RUBOKAE AN
LA

2, 586, 525. 66

0. 86

@ﬁ&

25, 371. 37

0.01

24, 350. 22

0.01

XLL%\ﬁ%ﬁ%ﬁﬂ

1 R Ol

5B AR BRI
S5l

87, 298. 86

0. 03

<Rl

34, 721. 10

0.01

p=i
H
x
b=




WSt 2021 4E55 2 FRER

G 3t

L ST AT 7R 55 iR 55k

(RERTIWIE ¥ N &4

IR PR AT 2 LBt B

73, 526. 68

i B SS  AE A EL A IR 550,

A

AR TAE

SO B AR R

nlimlo|lv|io|l2z2l=C =

22
LR

aif

4,070, 068. 73

5. 2. 3 MEHIREAT I REB BB R B E R R A

E: .

5. 3 FARIR A SOMME & H B = @E LU RN I B R B B A 4

5. 3. 1 REHIRIEBIK LA FAME S E ST E BN R AT 48 B8

B BH 41
Fe  |REARE| BRESK | HE B | AxiE o) b3S P E L] (%)
1 600048 | fRAHb 3, 398, 061 40, 912, 654. 44 13.63
2 000002 Fi BEA 1,716, 042 40, 858, 960. 02 13.61
3 601155 | Frisdsik 457, 224 19, 020, 518. 40 6.33
4 001979 | ke 1,602,517 17, 547, 561. 15 5.84
5 000069 | AR A 2,073, 800 15, 429, 072. 00 5. 14
6 600383 | SHhEEH 1, 141, 467 11, 688, 622. 08 3.89
7 600606 | Sy 1, 846, 000 10, 060, 700. 00 3.35
8 000656 | 4R 1, 620, 122 9, 380, 506. 38 3.12
9 600848 | ik 484, 140 8, 666, 106. 00 2.89
10 600895 | FKIL =Rl 391, 500 7, 152, 705. 00 2.38
5. 3. 2 MEHIRFIRB R IEA RME GRS BT 138 LB KR AT 42 B =R
G
= . e _ b3 G R P IRE L
75 % AR Ji% 52 44 K e (B ~RE o fﬂ)("/
0
1 600905 =k RE 453,881 | 2,573, 505.27 0. 86
2 688538 A H-U 66, 552 224,945. 76 0.07
3 688276 HwEY 1,877 149, 183. 96 0.05
4 688329 W ERHY 1, 846 92, 373. 84 0.03
5 300919 oA A 488 79, 544. 00 0.03

5. 3. 3 BRI A A E G EE B 1E b KNP B & B /b A ik R S
R R A

% 8

WOk 12




st = 2021 S5 2 RE R AL

E: o

5. 4 MEWARE G MR BB T A S

E: T

5. 5 MEWIRIE A RHE G HEF P 1#E LLFIR/ N EF R R LA i R B 40

E: .

5. 6 MG HIRIEL A RME HES T 1E HLBI KN HEFF R BT +48 B SORFIESF L5
K

E: .

5. T MEWARIE A RME & B S H ™ 1#E LI R/ HEFF BT L4 Bt SR B B4
Va EI

5. 8 A HIARIE A RME G E ST 1#E B DN HEF BT LA BUES B B 48
E: .

5.9 MEWRFE ST R KBTI 5 1B 0L it

5.9. 1 IREHIARAE BB MBI R FF A5 5 A4
T T
5.9.2 AR SE BB R B HBUR

ARSI G B GE IAR W BOR AR RS B ), DLEIOREDN H K, EESRFRRENIELF . 5
BRI BRI B 5 20 AEEG 740 R AR B B IOAT AT A T A1 F DU S o o 0 < % 7 o e 9 41
B LB AL S AR B A 5 A, R BIRE B AL G BT E R H 8

5. 10 5 HAR A2 S F 19 B GO 532 5 1% 0L v A

5.10. 1 A3 H I s 8L B BUK
ANF i 15 TR R 3 B V0 BB i R 5 L B B 2

5.10. 2 AR AE S B B FTH B 15 A5 2 B 41

e I A ] OB M 2 45 R T B

5. 10. 3 A J H U B 8L F VR
RIS 1 R R B BV L e AR 5 I B D

Fo9U 3k 12



WSt 2021 4E55 2 FRER

5. 11 FEHAEGWEMHE

5.11. 1 AEGHRH AT B IEF K RAT EEAPRE MBI EMITLRFE, K
RS g HI—FNZBIATED. ATER

ARSI GBI ZAE TR R AT BAT EARGE ML A B S S AT
FNZBAITETT AT IES

5.11.2 BRER BN TR RERTBHES S RAME N EIERERE
ARSI BB AT A4 UEZFBOA R B RE AR A I

5.11. 3 HARBE =R,

¥ A & (On)
1 FHARES 59, 483. 01
2 |MUGIESRIE H K -
3 MU -
4 I IRCR R, 1, 762. 56
5 I AT HR I 3R 4, 055, 844. 61
6 | HAthSIGK -
7 FepESR 31, 453. 02
8  |HAth -
9 &t 4, 148, 543. 20
5. 11. 4 H|EHRFFA BIAL T 5 A B v 3% e {5 27 BH 48
W T
5. 11. 5 L AHIAH 4 BRI AE LA R IR SR 3
5.11.5. 1 & BIRIBEIR T A 148 B B2 P AR B T8 2 PR 1B L i) Ui B
W T
5. 11. 5. 2 i & BARARAR B B2 A 4% B B2 SR A AR 038 32 PR 1% L fr) Ui B
i TEZ IR AR | HEESRSS | RiEZRER
Fe | BREAARN Ji 52 44 R B .
N E o) LB (%) i B
1 600905 IR EEIE 2,573, 505. 27 0.86] HilElkE
2 688538 S H-U 224, 945. 76 0.07| BiEdme
3 688276 HEY 149, 183. 96 0.05  HiwAmE
4 688329 W ERM 92, 373. 84 0.03 BiEHImE
5 300919 AT A 79, 544. 00 0.03 AiEHmE

5. 11. 6 BRA SR & MHERFH A FHEIR I

1001 3L 12 0T




WSt 2021 4E55 2 FRER

HI D& NHIR A, B A AR 8 0 A & T [0 W] B R R 2

§6 A ZEE M HZE 5
ik 5 AT 4 A A 292, 483, 530. 40
ik 5 A ) S 45 A B D 4 0 91, 340, 137. 20
e AR S 1) 25 4 B ] 47 i 87, 900, 840. 39
ﬁiﬁﬁmﬁAﬁ\Eﬂ1ﬁ(ﬁﬁm 1
DL “=7 JHED
ik 35 B A TS A B 2 295, 922, 827. 21

§7 EEEENZHBEAREREEEEHIL

1.1 ZEEEAFHEEESHBRIFR
W e

7.2 HRSEENZHEARERR AR S5 WA
E: T
§8 M HE RPN MEERFR

8. 1 RGN A —REERFAESHBLFIARIEET 2055 F 5L
T

8. 2 MR & R M ERER
o

§9 RAEXHHEHFR

9.1 FEXMHEF
(=) CHBHERIE 800 M7= HEBORUIE SR BB 4 (LOF) B A )
(=) BRI 800 M HEBURAE S5 BV 4 (LOF) BRI

(=) (IBAErhiE 800 Huf=Fa M IE 345 Wi 5 4> (LOF) 2021 HE38 2 Z=EHE Y (530 &

9. 2 FFUHE £
PRI AE H X ARAE =% 168 SIRIIE PR 02 43 EMER S AR AR .

9.3 &BTIHR

B o110 3t 127



S AEH = 2021 SE5 2 FRPEM A

Pt B IR S HE N BNV (] 4 G 2R A ], AT ARSI SE S O, il AL 6
A Chttp://www. phfund. com. cn) 7L [,

PERE ARG B R, TTE WA SN ERSEHARAT, AAFCIER
JUIRSS RS, HHIHLTE: 4006788999,

MR S EHARAF
202147 A 20 H

% 1200 3k 12



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


