FRIERARRFEEFEAEE
2021 FIFHERE
20214509 H30H

EEBHEN: - FHESEHEFRAA
EEHBEN - FTERBEERITROERAA
WEEH HBA:20214E10H 26 H



AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

§1 EERRF

EE&EHNNERS . EHRUEARIRSE R A B EL . =2 IERRER EL
ORI, RTINS I BLS I L AR AN S P AR AN RO A ST AT

B e EE N b E U & AT I A IR A R AZE & & FME, T20214E10
H22HE T ARG RIS Tabs FERM. FHESBCE . WS SiHRkE . 8%
HEMEFAR, RIEEZABAEERRICE. »FUHERREE HRER.

B BN R R LAURSEAE A B R B 1 D U A B AT R 4 0 7, (H AR IIE R
& ERA

&M RGO ARI I AR R BRI, B FLEAE H 5 057 B
-0 [ 135 A o 4 P 5 U B 15 e L TR

AR % TR R A O

AR E I H20217H 1H R E 202199430 H 1.

§2 E&HRER

AR HH R e 2R 4l A5
H4 AR 003013

S (B FLRITF TR
HE&aFAERH 20164E12H27H
i P JA R ok < 0 i 0 474,611, 318. 184

BB H AR

FEAE I E BB R AT T 15K A SEEl
b 25 BB HE BB (19

S
=
o
&R

1. KRB E

2. BT SRmg

(1) AHE AR

(2) HARR 25 e B 5 g

(3) foi 7 )2 i e B SR ms

(4) B Ife s ms

(5) ATHFF IR S

(6) {5 HBFR 0 o mg

(T) W72 S FFIE S 00 SR
(8) H/NARV AL S5 (7 5 $5 R SR M

b S e A I AR
HeREHAES, BTSN SRR

dn e, PO e AU S =y T R, IR

F2T




AL EZR AL T T RIE SR B B2

4 2021 SE5 3 BEMRIE

TR AT SRR FL 4>,
HEEHAN AL S AR A E
HETEN r ] R i B ERAT IR A PR A A
i@ oy 3 G ) 4 TR AR R E Z2 Al {5 A v R E Z= 25 C
NIE R I3 5 A 003013 003014
He g ING %
zi‘“’HEKFﬁiji”&;i EHHE 474, 414, 808. 9943 196, 509. 194
Y\
§3 FEMEZHEHMESHFERI
3.1 EEM SR
A AR
5 B (20214F07 HO1H - 20214£09H30H)
FEWEZER
? e il 22 A b AbE ZE A0 fC

L. A A E s 7 4,443, 613. 86 1, 770. 35
2. A& AR 6,927, 182. 21 2, 892. 00
3. MB35 3 &y BA HH AR 0. 0146 0. 0142
4. WHARFE G T 4HE 481, 245, 811. 37 202, 584. 89
5%%%@%%@@ 1.0144 1. 0309

« AR SEIIR G AR A S AR BN . BRI HARN CRE A e E AR

mw 5 FIBRAH ST JE B A0,
24

e ,ﬁA%%F*ﬁ%

3.2 BEEHAERN

8K EAR T Fr s T

3. 2. 1 E &M BUFEMH KR RIS FHLST B Al 2R K R

R E R AU AL (E R

AR A 2 s e n_EAIYI 2 se e AR S

BATE S W EFEAR A EIE R AL e 5 g, filin: Far 5.

‘ T e
| etk | s e
N wpke | DT U sk
B B . RirfEE | EMElkes | -6 @-®
O RbRE %
@ =36
@
it 2
= 1. 44% 0. 03% 1. 65% 0. 06% -0.21% =0. 03%
A

H
w
=i




AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

U
N 2. 59% 0. 03% 2. 90% 0. 05% -0. 31% -0. 02%
H
U
i 4.11% 0. 03% 5. 13% 0. 05% -1. 02% -0. 02%
U
e 11.70% 0. 06% 14. 81% 0. 07% -3.11% -0.01%
SE-S
&&
A . b . b . b . b —1. b —0. b
A 4= 20. 88% 0. 05% 21. 88% 0. 07% 1. 00% 0. 02%
R
B4
rp Rl E 2 Al {5 CiE R B
\ | kSRR
et | IS | SR |
NN o . 7B fm.
B Ex Il SebrfE | Wl | O-@ @-@
O ® %@ REEZE
@
U
=N 1. 37% 0. 03% 1. 65% 0. 06% -0. 28% -0. 03%
H
U
VANN 2. 44% 0. 03% 2.90% 0. 05% -0. 46% -0. 02%
H
U
i 3. 81% 0. 03% 5. 13% 0. 05% ~1.32% -0. 02%
U
e 11.03% 0. 06% 14. 81% 0. 07% -3. 78% -0.01%
H &
&
6] 4= 21. 30% 0. 06% 21. 88% 0. 07% -0. 58% -0.01%
B
B4

3. 2.2 HEE & FEMUSRE S RIHHEN KRRF) L5 RIS B e R
2B ) HEER




B ZR AL R TR IR R Rk 4 2021 4R 58 3 R

hRERARARIDSEERES VSN REBNEEH S ERTHE
(2016512527H-20215095308)

25%

20% -

15%+

10% -

5%

0%

.5%_
2016/12/27 2017/10/16 2018/7/26 2019/5/15 2020/3/2 2020/12/16 2021/9/30
— PREREEA — USHREE

hRERGRCRIDFEERES VS RE BN EEh S ERTHE
(2016512H27H-20215094308H)

25%

20%

15%-

10% -

5%

0% V I 1 I I

-59%-
2016/12/27  2017/10/16  2018/7/26  2019/5/15  2020/3/2  2020/12/16  2021/9/30
— FREREHRC — VEHEEE
I HESEFRMEGFRAENAE, AdeARkeaRERHE6 NN R,
S0 ) 5 RO AN s 3 1 2% TP B3 LU R 5 2 < 5 R RO SR 40



AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

§4 BHEAWME

4.1 Z¢4H (RESEEPH) FN

AR M |k

SLFWIR | %
M
44 45 N i B
7 | BE | W
HH#A HEy | &
PR
e+, PEEEE, K
L GETE N AL, THEE,
~ et o S L VT XS ANE R S K4
T ARGl B S 1 R . e
- . Ak, Afh, 2t
Febr . FREhIl &) 1R N e
- K, HAHEMN TR,
%% 4. FRVE RS A -
‘ s . ‘ UEZF MR 144F . 2007
58 BT I 5 25 28 O ke 2 CAE :
o o 2016- FETH E20144E7 H BT
ZAE | FHRERERES. PR RS - 14 o o
. e et 12-27 RS EHARAFZ S
A H e BT U R Rk e e
S R A o e o EHEAZ 500, BE
RUFHHHE IS PR N
. N T W 2T PN, 20144E7
32394 A & WFF U 5 1 N
L [ 4 H N A Rl 4 A TR
i R AT, AT B 3
’ ST,

E: (1D ERMAERE. B HPRGEA L & EAME N R HIERE,; e
& FZERCHGERERL, WAEER H Oy & & RIA R
(2) UEFF AL )& SCREMATE 2 CIEZRAE ML B3 BEAR B BRI M) AIAHRE

4.2 BEAX G AARE B EEINTEE LU

WE N, AREEEN KBNS T (R NRICNEIESE) (R ARILM
EUEFF Bk ) SIS TEC BRI 2 & FAT AR SR AE R IE , A5 W
A M B ST SR N BRIE 2R B0, 8 AR ] KU (R et b, D e A
FAANBOR B 1 o AN G Ia A8 BAT & SR HNE A & & R e ML) e,
35 I e U W AT AR 28 AT N

4.3 AR G ETUH
4. 3.1 AFR G HIERBITEG

RAE GEHRRBELEEEATAFLSHERSEL) , AAFHE T (AP
EHINEY FREHAT, AFLEL RN AR R R, NGRS 5 A IR

&
o
=



AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

PRIz, AR R R HPATESIAY, R HifkE. SR TSR
B R AP R B B A A, IRIEA-TAZ 5 SR M S BL

AN, BB AT 5 Hl B APAT TS DL R AF, AFRISRSEA G221 AT
5, REEART L GHDT.

4. 3.2 B ERGITRNEIULHA

e WA AR R INATE AT AE S H AT N

2 BN A I B AR T 4 (158 5 BT N T SEAR IR) H S 11 32 55 BRAS 88/ TR B 32 5
T IR Y H RS S 5% O .

4. 4 5 BN EES R ERBRIEEES T

SR RE SV IE SRR AR, HIRE ISR A X e R
KIA Frods, b3 DR AN 2 0 A ST 2 R YT BT IS . 52 ADe ] tadi 73 £
JEAERI KM, R IR S . AR R AR L bR . B R TS, R
o HT LM RS, Jo i = Bl 2R . @ik, 8 H MPPITE KR
SRR b B R R 29, 5%, TCPIIN A28 PRI R il R 4R A0, 8% BUSR A TH, RATRREM)
T BRSO U, (B0 B Y I BUR BT . RATTH Iy ATREPEREHE, R4
A RIGREHER AT 7 BE, (RE T =Z sl AR i A T4

SEREGFNERA T e TREY . ZRATEINFERW, i3m0 R ER,
b G T N R G R o G5 B AR TH AR R WUHAN B AR, (H 58 G Rt — P i, i
MERMLEIET. BAKRE, FIEGTHE, —Z5 4E. 54 104E B il i %
433 F4710bps 24bpMI20bp e 4s TAEHAL SAFHARNTO4FE HAE HF 3R U 25 2 7373l R 4T 12bp.
26bpFI29bp ity BT, LR NG, =FESFENRE. PRSI R
439 F4722bp. 23bpAl12bp Ay, SHEHARE . HAMREER UL K 75 F1719bp. 18bpAll
9bp it

AT AT R, EFE R IR AT A, SR A T E .

4.5 #HE BN EESMLSGRI

BRI G AR P R E R AL GAZE S AFE L. 014470, AE AN, ZKEE N
BUAEIG K. 44%, [RINE ST AR AR 220 1. 65%; 80 E i 2 R b Rl 2 405
CEEMBFE AL 030970, AMEIAN, ZFBESMHBFEIEKE AL 37%, RS
bR AE IR 25 % 1. 65%.

§5 BHRASHSE

5.1 i EHREEHAGHFNR

] i H EH ) o 3 4 B A L A

%70




AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

(%)

[ 5 WAL 2 5 %

607, 078, 000. 00

98. 26

Horr: fiigz

607, 078, 000. 00

98. 26

B SCRAIE TR

Horpe SEWr RIS
AR S B

BT RIS e
it

506, 713. 51

0. 08

HoAh Bt

10, 227, 402. 15

1. 66

it

617,812, 115. 66

100. 00

5.2 MEHR BT RABERRAS

AF G AR IR AR B

5. 3 1 IR A AYHE 5 S F = E bl KNP BT+ B R S R A A

RIS AR HIRAR A

5. 4 ME IR LT BRI DRIAFFRELAE

8

5175 dh

o~ fetirE o)

i A B
EHEEB] (%)

[ 2K i 77

20, 248, 000. 00

4.21

AT

el fiF

267, 440, 000. 00

117. 86

Horp: BURVE @R

122,713, 000. 00

25.49

b 77

A b A Y R B o

R

AT (AT AZ 4 5t)

O | | O]

ENIZeE

19, 390, 000. 00

#

=




AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

9 HAih - -
10 &1t 607, 078, 000. 00 126. 09

5.5 & HIR LA SRYME 5 S B 1 Hp) K/ NHEFF B BT T4 5 3R A 40

z BERE | e W G | ARHHEGD gfﬁj%;ﬁ
1 | 150205 | 15[EFF05 500, 000 | 51, 450, 000. 00 10. 69
2 | 180204 | 18[EJF04 400, 000 | 41, 172, 000. 00 8.55
3| 1920082 | 194EX4R1T 2% 400, 000 | 40, 936, 000. 00 8. 50
4 | 2120011 | 217 MARAT/MRfR01 400, 000 | 40, 572, 000. 00 8. 43
5| 1920040 | 19REMEAT 2802 400, 000 | 40, 540, 000. 00 8. 42

5. 6 R H WKL A SLYME 5 ZE S B 18 HB) K/NHEFF BRI +48 B SRR SR B
H

ASHe AR T IR R R AT 57 SRR TR

5. 7 G WIR LA SYME 5 e B8 LB K/ HER BT T142 5t <6 R 85 A 41
AIE A S WIRARFFAT 5L 2R -

5. 8 & HIR %A SLUHE G E ST 38 LB K/ NHEFF R LA BGERR B0
AT AR IR AR R BUIE

5.9 G HIRAESH B HI BRI 5 H L
AN He e AR IR AR R A B 1 Bt

5.10 M EHRAEESHBE N ERMBEZH1F O
ASF AR IR AR B UL

5. 11 BEHEHEME

5. 11. 1 A N SR IR+ 4 1E 55 K 15E 105 (150205) , 18[E F04 (180204) , 194E
PRERAT 20 (1920082), 21 MHARAT /MR f5i01 (2120011) , 19FEARERAT — 2%

02(1920040) , 18%% 5T44702 (1820062) , 1974 HTARAT02 (1920007) , 19T IWeARAT /Ml it

02 (1920061) #FABIES 1 RAT FARA AR H I IS B30T IS A A, sE e gl H
A —FNZEATFETT. ISR, RO S20204F12 H 25 H AR B I K BRAT
P4 T BROR IS T e (2020) 67%5), B AMNCE BRI AN E 220204210 H 26 H
A B R FF R ARAT B4 B (Tl 51 (2020) 339, [ 28 A& B R b it 4N & 552020
TE10 A 26 H 2 A B ZF R ARAT AR T (Ui (2020) 32%), el ZRE K &5

F o




AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

FIRBATLOR WL Pi 222 Z520214F08 H 13 H R A H K - K ARATIF e v 8
W, WL 2 RI20214E07 H 21 H R AGKT T R HEDLARAT A A R A & A Ak 51 Il
RIS (2021) 45), WSKARMR G4 520214208 H 30 H R AT 4R M 8047 A A
PR ] B A T (MDA PR IS T H7= (2021) 5%5), B KB4 R ERYI T 35 H X A 55 =5 202047
L0 H 19 H RATKS T M ERAT e A BR A = B4, | AR AR I JRI20214F02 H 18 H R ARXS |
PNERAT I A BR A =] () 4 11 (AR LR M 11 ey (2021) 25, AEARER IR I 70 2021407 H
29 H R AR REAMRERAT B A A PR 2w AL 57 CREARER DR IR 1 o (2021) 15°%), BEARTTIG
X AE 5 FI 2 4 1R 202 14207 H 19 H R AT R AEARERAT I A0 PR 2 =1 B4 117 Ol g (V)
1T (2021) 14°5) , FEARAT IR X A3 55 FI3 2 i 1520214207 H 19 H R AR 0 AR ERAT
FB A A R 28 B FR A 5 (I (J8) 477 W7 (2021) 15°5) , AT ILFA 23 4720214£02 H 03 H K AR
R EAT I A R A F #I4R T ( LA 197 (2021) 313%5), JATRI 704720204
12 H 28 H AKX B s BRAT I A FR A R AR 17 ((FFER) §17 (2020) 2830%5), E KT
W B R20214207 H 07 H AAT R R 5UHRAT Bedn A7 BR 2 =] g Ak 31 ([T Ak (2021) 62°5),
[ RAT (R T 3 58 55 T 0 22202042 12 H 31 H R AT T3 ERAT I A A PR = 1940 11, 7 0%
AROR IR JRI20204FE 10 H 16 H R AR X T I ARAT B4 BR 2 A i Ak 3 (R AR DR M 117 e (2020)
485, TP AR AR IS SR 202 14206 H 10 H & AT T #RAT B 46 BR A =) 1940 111 (R AR FR 1 11
e (2021) 36°5), JAT TP 0 34T 202 14E07 H 13 H K A0 T I ARAT A A R 2 )
AL (AR T (2021) 2%9), B AN EH S T 1 7 /520214207 A 13 H A A7 T°
WARAT A A PR A F AL ST (FAME T (2021) 79), TR 52021407 A 30 H K A
X TP ERAT B A PR A 7 B4R T (AR R IR $1 v (2021) 57%5) o AT RAT EARZ K
Ab TR LR E ek, IR UE IR B B T SRR P R AH VR AR IR A =] il FE 1)
FNAE o

5.11. 2 Z&REKHT+HBRERELTEE & FIME B ZEREE.

5. 11. 3 FAth % 7= #y &

e K & (o)

1 7 HARIE 4 128. 05

o7 ICIE 7797 Bk -

JS2 Y BEA -

I &IDSS 10, 227, 274. 10

o2 AT E 5 -

FoAt MR -

HoAtb -

RO N | O ] WD

&1t 10, 227, 402. 15

5. 11. 4 R & MR KA KA T He BRI H AT 8% Bt 57 FA 40

10 T



AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

AN S AR R AR R AT Ab T 52 YT ] e i 57 o

5. 11. 5 &5 BK AT+ R AR T8 Z FR 1B DL Y U A
AFE ARG IRRFF AR .

5. 11. 6 H|FA S WG HHERFHAR TR T
HIF DU IR, 2 LU B IR 20 T2 A0S T I [8) ] REA7 AR R 22

§6 JFFBAEESHTED)

BAL: An
rp Rl E ZR 4l {5 A rp Rl E ZR 4l 5 C
e 25 A A L 4 40 A0 i 474, 419, 286. 55 134, 364. 22
45 11 a3 4 5 HR ) 4y 0 110, 229. 02 142, 447. 34
Je R A A) L 4 S R4y A5 114, 706. 58 80, 302. 37
5 BA HA1A] 2 4 9% 728 B 477 i )
(/b LL “=7 EA])
e 2 HA R 3 44 0 2 474, 414, 808. 99 196, 509. 19
H: BIE IR ER . BN SR, RS R A8 e &%
§7 EEBHANZHEEREBREAEZESEMN
A S HAFE 5 B Ris H A 5 A4,
§8 FEMBEHREWMHEMEERFR
8.1 MEH N E—BREFFEESHPELPIE B ST 20% 4 1F
TR B 5 4 AR AL R PR sy ]
% # e FEA HE S A L]
2| | BB 20% R A g 3 4 T [ 53450 T O B H
B [ X [
IR 1 20210701-20210930 473, 657, 668. 33 0.00 0.00 473, 657, 668. 33 99. 80%
7 R R

ARFE G ATAE B — BBE R S A AT A 2 BOBL 20% M5 0, 12 RE 58 3 AU [l Bl Rp AT (K 2 A U, Rg T e 2E
TEBIE RS, BIFREG B A RERGE AR, B R A8 DA A B AR AT B 6 B8 ST BB LB 5K, 36 B3l ™ AL AR RE I

T IE A BT, e B NN R e 2 5 B AR L RE A PR BN DAy A1 IR 0F T ] 3 55 8 77 A U < LA A7
WUHEP A BCRIBB, N T OISER A B S AU A AR S5t , 7T RE I BUEI SO IBE BRI o [N DR T 21X
TP AR E SRR A E, EEAAPUREE S SRS BMAE, BHFacE iy iy, Ziemn, HEenwik
A NAFAE AT BETCIE L I I8 [ R ) e 0 0 < A0 1 XU

8.2 UMK H KK MM EEF B
AN TR M B B8 R SR 1 AR A S

H11 T




AR ZR AL R RE R BB 6 2021 4R 58 3 AR,

§9 #HEXMHHEX

9.1 FENXHFEX

(1) A [EAIE 2 HE T R A 2R 2051 e AR AIE I3 5 0 0k < S SR T M R S A
(2) (PRMEZRAG G IEF R e Re G F)

(3)  (hEfEZRA G G BRSSO B L E 10

(4) KT HIFHEPRERAGOUF ISR RS & 2 R 4
(5) B NS BARALIE . B LI

(6) HFEE NS BARALIE. B LR

(7> F [ 2 R H AR SO

9. 2 FFIH R

e A ELYN R = NI DEER )

9.3 IR AR

BB AR E L R S 2 B, AT ARSI AR A, A8 G B R S _Ed S

S EE

HARHTE: PRRSE AR A B & RS H1E400-160-6000, (010) 56517299,
Mtk: http://www. zrfunds. com. cn/

FRESEEARAF
20214F10H 26H



