RELVPIESEARFEAL R B BRI BUE S BB E &
2021 BIFEEIRE

20214E09 H30H

EEBHEN  RELESEFHARAT
EEREN P EEBIEFBROAERA A
WG EH HEA: 20214810 H27H



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

§1 EERR

%@%ﬁk%é%@&é%ﬁﬁﬁﬁ%%ﬁ%ﬂﬁﬁﬁﬁﬁﬂ%~&%ﬁ%ﬁﬁ
RN, AR ESEYE . R AN SE B PR AR AN ) J % T BT

BEAEE NP EEBIEFR A R A A RE AR S &R E, T20214:10H25
HEM T ARSI S5 Habn . EERNMEEAEMESENS, RIEEZHNBEANT
EEEALE. R SRR KSR

FeGE NGRS DLW . B 520 S50 B IE 2R 4 05, (HAIRIEJE
G — B A

FEE N G ARE AR KR . BTG, BEEEHAEAE NI TR mT v
AR RS AL G I FE S U 15

AR I 55 FRLR A O

AR I E 20214207 H01 H AR 220214209 A 30 H 1.

§2 EH&7mBN

BB RAR JEARETR
Iy W eI RR JEARETE
He4 F A 159857
FeifEir A o TP

e AR 20214£02 H 04 H
i T IR 2 4 A AU A0 808, 515, 725. 004}

PO PREAR TR E, 1B SR BRI 59 8 R R I 1R

Bt HAw ZEW /M o AT T4 I P BRI vt 25 B2 4%

HIFEO. 2% LAY, AL R ER TR 2P AL 2% LA o

AN K BRI A E IS, B2 IR 1
KR RSy PR ol B LA LA S e G RO SR R B AL
s FEARTERR IR B i S A 1) AR Bt
AT AL o = TR RS P i 2 TR ATl i
KA R 25T AN, BRI
BB R Y OV 0 i 1] 5 0 A e <5 B o 1 i 5 R 3R AT
R RIS, R R LE AR IR G O (Ui sl Tk
AR A AR VEEE IR H)4E) 3
BORBHIEAS LI, BCHAR R R S SOeA R
AN ERER bR TR0, B g8 BN AT DORH B8
HE BT E S EMR R, MR

HE2



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

Ha B R AR TEE. VS G AR it
AR EMIRER IR R, TRl T4
HH IR B 2 SCVF IR A Rh e BT A7 b, e
S5 DA oAt 554 (1 i K el 1) 48 sty IR
RFTAET R, B BTN 0. §iF
BTN . B SRR BT R . AR O
BB ARG 25 R S RLE RS Ak 55 5K

gk 555 SRS o
AV 2 L AR HUE AR b i Holi i 2

AT o TR AR G, U RS 5 U
TR A E . ARG 5T ik &
RS YA 22 R A ATk 4R ] e A R IR IR R AR B4R B R B
HAT 5hri096% ALEARBIFR BT ARR I B~
T 375 AR AL RS2 A 23 R AL

FEEEAN KoLFEGE I PR A
HeTEAN S BT A AT R 2 7]

§3 FEWMFHIIMEEIFHERI

3.1 EEWMEHER

Bhr: NRfoo
FE SRR e H (2021407 HO01H - 20214209 H30HD
L A C Sl s 144, 520, 798. 05
2. SR 140, 738, 842. 44
3. IR 350 35 4 A B0 AS AR 0. 2309
4. R EE G 5= 1E 1,133, 874, 478. 21
5. AR E S AliE 1. 4024

E: 1. g &SR R A IR AW B 5 2 & 25T s i (B, JF 7%
AW 55D, T AR S PRI e AT 2R T I A8y
2+ A CLIM T FRIE S ALIM SN . FeBtdieat . HABON (A& A i3

et ) FHERARIC B G MR AIAAE DA Cse Bz in_ B 2 fedr (42 sk

3.2 BEHERN
3.2.1 B&MFIHENKE LTS RS EEER R R
E TEMK | EEK | gtk | Stk | O-G @-@

3 17



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

O HhrdEZE | ARl | EdEdes
@ E46) HRE 2
@
HE=ZAH| 26.21% 3.01% 24. 87% 3. 02% 1. 34% -0.01%
it EZNANH | 65.18% 2. 48% 60. 37% 2. 49% 4.81% -0. 01%
HEEAR
ARHEZ | 40. 24% 2. 46% 38. 87% 2. 50% 1.37% -0. 04%
/%

3.2.2 HESHFREMUREES RTHFENMKIRRZ) LS RIS Rl R
AR5 I HEE

FNPIEE R A R R B A R S R # B KRS VA R B R h S E B

(20214:02H048-2021409A308)
60%

40%

20%

O% T T T T T 1

-20%-
2021-02-04 2021-03-22 2021-04-29 2021-06-10 2021-07-20 2021-08-26  2021-09-30
— FUSEHT BRI IS REES — USHREs
1 RS G R T20214202H 04 H AR, A4 & (7 A R0k 28 4 5% I AN 14
2. MBARSEGRIMNA e, BREEHAR Y RS ERN Hige ™ H M4
PTG LR B R A RIA RAE .. ARERECHIN20214:02 H04H 220214
08HO03H, #HEHIL RIS A ZBIEBIAR, KB =AE BT & &8 R MLE .

§4 BEAMSE

4.1 BE&ZHE (REESLB/N)

EATERIIE | i
! 1t
e WA ermmE | % o

a4



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

M
R | BT | Mk
HIA | H |
PR
5, &y SR,
2021 TR EREEEAR T
i TR S HERTRE S . ) 1 | ARSI, &
H, AEGHESEH 2 | BENESEHEAIRA A
R4, 2019461 A s
VN/NEIR
B, BE¥WL. T
B EE AR TEA A
- 2021 ; HEWTF R, bR ER
" PN S e e Ll 02 e PEHARA RS
H B, R E ARG E A
MR E 4203, 202044
HinEA LA,

e 1 IR/ AR H AR AR5 S48 B SRR AR S H RS .
2+ AEFF MK SGEMATNE 2 GUEFRM ML R BERAE BE I35 A SR IE

4.2 BEAIHRE AN ARG R T E 03
AN I g SR BHE I S 5 B R A SR 20 e BEAT 384T, AFAERIE M R B
12k G R AR IS DL o

4.3 AP GETUH
4.3.1 AP GHERIPITIENR

NP G IPATIENES: @ s —rN - Fe A EE G, RESHEGER
NTEIFEE R A TR RBRAS, RS HRAE 2 T AR 2 5iiE A H 1
MRS BB AEARIE P B8 LA A5 U D SR AR SRS A (O R B S T B AT FR B L A2
JPs SEATSERAE Gl FERVA FAE 5 il B s AN [ 2 A 45 (5 B B AR 2
W, PREAFES A A LI 2 A E RIEA TR B A ERE S st 5% 5
TS EEFERE IR, A S 5 28 Gy 47 o U W R T VP A A R 2%

AN, AFRAVPZSIETEERL, REIFHEEH; B WIS AR
Gy EPATEO R, RHILF .

ANEDOTE S SR A 5 AT it AT I, X3 A AN R I 1E] 2 11 (1
H. 3H. 5H) WA S P &5 EN KT TR, RRIERATZS
JE U] 1) 5 5 28 5 o

oif

&
w
=



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

RGN, R AT EIE RS, 2~ 7 SRR AT
Oy R BN e BEAT N, P28 S il B B PAT 18 DL R 2

4.3.2 RERXSITARLEHUHA

AIEE AW E AR FE LT N AREWN, ARFAREAEGS 5N
G PRI SEN A Gy, R AR H A1 A2 5y AR I B0 A2 by Bl i iZ e S 24 H K
ALEMISRINAE S, RFEA AT 5 AN s

N

4. 4 WEHAESFIRFE RIEMIBIES BT

RGN, T RAERGATE, AR — e R RS . Bk
HE4f N k-1, 90%, JIR300 F k6. 85%, H1iE500 k4. 34%, BNMVARTE T 6. 69%,
HIE1000 14, 54%. AR I8 4 H BT S T R i ) hoiE e AR 7= b 48 £ ik 24. 87%. 4% 1A
W, FESE IR S G FZE, DARREE S BB T N R M AT 3 S iR BHisfE,
FIELER T B WP B S B RGN S S R IR AT B M i Ak, R
S ERER R 22 S BRI 25 B AR HIAE T A KT o iR A P 5L 4 BR R R 2 RO A B SRR
FERE: D HRHE; 2) ETFE 1.

PR T, ARFE SN — HEREE A ISR B B ETR = 5, R4 B
N2 e B 3 BT e ms, SRR PRERILME, 70 AR 2L 4 1 H Y BRI A 5 5 AN AL BR
PRIRZWHTHE T, J14 3RS AR e B AL ¥ 58 i as -

4.5 |EHANEESFNL SR
BE20214E09H30H, AIESMHAIFEN]L. 402470, A B AU E KR
26. 21%, [F) MY S bb e JE vHE B K5 24, 87%.

4.6 MEPAEERA ABRES T = EHE U
AR T Y PN AR R < BN T T A R

§56 BEAGHSE

5.1 MEMREEHAEGHNR

. . U s R R EL

%)
1 s 1,126,912, 726. 39 98. 30
Horp, g 1,126,912, 726. 39 98. 30

2 | BEeHH - -

3| e BB - -

Hr. figz - -

&
o
=



Rl PR 3 5 TP IRAR BUIE S B Bk 4 2021 4R 55 3 TR
PSRRI SR - -
4 | REREE - -
5 | GRUTAMIRTE - -
6 | EAREEHT™ - -
e S 2[R0 B SEN B B

IR A 4 ik %
7 ﬁﬁﬁ%ﬁn%ﬁ%ﬁéﬁ 12, 411, 984. 56 1. 08
8 | HAhHE™ 7,131, 703. 96 0. 62
9 | &t 1, 146, 456, 414. 91 100. 00
e BRI R R IS PR B AR A, T — AT R R R A

B IUAN AT IR A A A

5.2 MEBREBATW A RPBEREAS

5.2.1 MEHR FBEHK) BITUSRIEARERRAS

G 1Tk 2~ e (o) i J 4 BTV HE LT (%)
AR RRS B Dk - _
B | KA - -
C | gk 1, 066, 303, 075. 91 94. 04

HL 7. #7 BRR OKAE
D — 48, 501, 703. 00 4. 28
E | #30k - -
Foo| R mEHI - -
G | @iz Bl - -
H | AEmmEgl - -
. &S AR AIE B B B
ENiE4
T | &l _ _
K| ik - -
L | FASEARE 55 R 25 ol - _
M| BEAET RN RS 6, 233, 900. 00 0.55
\ ICAINEZN: 1B/ 33 gl TR = - -
),
0 | RS A AR - -

&
~
=




RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

55k

HoE

PA AR T AR

D& AN R4

n| "|o | T

SN
Zia

4,451, 651.

00

0. 39

it

1, 125, 490, 329.

91

99. 26

5.2.2 MEHR (BRI #BATUDRIFARERRAS

g 1Tk A fubirE o) i J 4 BT B EL AT (%)
A AR RR B vk 18, 116. 82 0. 00
B | Kk - -
C | ik 1,217, 324. 27 0.11
b HL D T R KA B B

FE R R
E | @5k 20, 183. 39 0. 00
Foo| R mEHI 70, 022. 52 0.01
G | @iz S AHEEolk - -
H | fEmwAmEgol 8, 729. 44 0. 00
5L A AE B
I RIS 19, 964. 00 0. 00
T | &l _ _
K| btk - -
L | FASEANRE 55 k25l - -
M| BEATT AR RS, 19, 443. 64 0. 00
N ;{;E R A IR 38,613. 78 0. 00
0 Ji B R 5S  AE BN F A i B B
Zk
P | #E - -
Q | P2 TAE - -
R | 30fb. B MR 8, 952. 62 0. 00
S | %5 - -
it 1,421, 350. 48 0.13

&
)
=




RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

5.3 JIARIZA FMHE o 2 ™15 E LU R/ N HEFR B B R 8 3R 9 40
5.3. 1 HEMRIBHERFEZA RN E SES T HEWH R DHRFRIET 2 BE R ®

HA 41
7 o e
% SEARHS % S22 F Hw (%) N e E Ot)
g P e L] (%)
133, 215, 564. 0
1 | 300274 FH S HE s 897, 800 0 11.75
i 108, 242, 406. 0
2 1 600438 18 B Ay 2, 124, 900 0 9.55
3 1002129 IR R A 2,040, 470 | 93, 596, 358. 90 8.25
4 1601012 g S % A7y 1,110, 140 | 91, 564, 347. 20 8.08
5 | 600089 FFAR T 3,574, 189 | 86, 674, 083. 25 7.64
6 | 300450 S5 He 901, 280 | 62,927, 369. 60 5. 55
7 | 601877 ez R 1,034, 528 | 58, 554, 284. 80 5. 16
8 | 603806 fE T RE 355, 200 | 45, 039, 360. 00 3.97
9 | 300316 B AL H, 618, 700 | 39, 813, 345. 00 3.51
10 | 300751 1 A 52,220 | 31, 829, 656. 60 2.81

5. 3.2 BRI E A M E 5 & B 5 E BBl R /NHRFF B AT 48 B B A

FF . e _ R T
o JiE ZEARAD, JiE ZE A4 TR & (k) ~febE o) BT (%)

1 | 688670 s 2, 310 199, 029. 60 0. 02
2 | 688269 LT 1,941 191, 926. 08 0. 02
3 | 688772 Bkt el 5 12, 960 187,012. 80 0. 02
4 | 688217 7 B Ak A 1, 040 64, 043. 20 0.01
5 | 300973 S 360 52, 135. 20 0. 00

5.4 MEWIREL G EF I RAGFRRAE

ARG ARG ARR A 7.

5.5 REFIRIZA SRME o e 37 1E LU /M HEFP BB 42 B 3 5 B 40

AR GAIRE AR A 7.

5.6 MEHIRILA RMHE G EE T = E LB R/ D HEF RIET 48 B SCREESF 5

il

9 7




RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

AF AR IR ARFFAT B SCHRFIESR

5. 7T MEARIZA SMHE o 2 T =13 E LB R/ M HERF BT 42 St e R85 A
AREAMERRFFH ST EIR

5.8 MEIARIZA SMHE o 2 T 7= 198 LU R/ HEFF B BT 48 BUIER 3% B 40
AT AW WIARRFFABGIE

5.9 MEMKRAESRBE WRBH LT ZF B
AT G AR R I BT

5.10 EHIRAZEEH T B E IR 5 F o0 i ¥
AT G WA R I A B U

5.11 BRHSMEHE
5.11. 1 AREHARRNEESBE R TR IEF R ET BB RERTIRBFE, K
RILEREGgmE Hal —FERNZEATER . 2T,

5.11.2 EEREMETTBBRE, PINEEEFMESEBREEZ NIBE.

5.11.3 HAMBE =k

e A2 FR &40 (o)

1 17 HPRIE S 1, 447, 230. 96
2 IR 2597 B 3K 5, 638, 239. 54
3 IR sdie] -
4 IR S, 8, 016. 45
5 AT FR D -
6 NI E -
7 R PR H 38,217.01
8 Hoft -
9 At 7,131, 703. 96

5. 11. 4 MEHIRFFA AT R wT B e fii 27 B 40
I AR WR AR AL T YT T He 4 577

5.11.5 MEWRET T2 BEFFERBEZ IR 3A
5.11.5. 1 BRI F A48 B2 AP A7 70 T8 2 R 15 1 i e B

10 T



RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

AFE AR R TR HE B AT+ A IR A AR IE 2 IR TS DL«

5.11.5. 2 BIRBR R B AT T4 BE P AR TR SZ FR B LRI D B
ERERA: NRMIT

PR | A | VOB | e ] | Yol

S 0™ i e (%) i

1| 688670 | 4t 199, 029. 60 0. 02 zﬁ”*ﬁﬂ%ﬁ@

| sssasg | P50 o1 026,08 oy | FHEVITHIIR
%] e

3 | 688772 iifm 187, 012. 80 0.02 | ik b1

1 | esgorr | T 64 043, 20 o or | FHOITHIR
#

5 | 300973 ’ZE’@“ 52, 135. 20 0. 00 gﬂﬁﬁﬂ%ﬂﬁﬁ
s

5.11. 6 BEAFIRE MR HASCFRIRE
WU LR, 23 T2 RS & T 8] ) BEAFAE R 22

§6 JFFHAEEHHAES)

HAL: iy
i B SHA) 5 A A0S A0 418, 515, 725. 00
i P S S0 1) i 4 A P U 3 0 1, 058, 000, 000. 00
e 0T S A0 T ek e e T [ 7 650 668, 000, 000. 00
et HAMA R 4 0 A2 B 80 (4 sk 2> DA B
“=7 A
T S IR 25 4 0 0 A0 808, 515, 725. 00

§7 EGEBBEANZHERREBREEEIFN

7.1 REEHEAFFEFESMTRIENR
AR W B BN R FF A AT G A0

7.2 ZEEENZHERRERREELSTH HH
AN T AL e BN RIZ B 3 e R PR R &

11




RALFIE AR W AE 5y RO TRG SR BOIE S B 2 & 2021 458 3 FR 4Ry

§8 WHBREFRFNHMBEERFER

8.1 MG N BE—B R EFE HE S0 L FE B 58T 20% ) 5
A B, AT S A H I — B3 B I S0 A LL 91 0A 31 Bl o AT 4 B A
20% 15 . o

8.2 B EE FRHN MM EESER
AN, A RAT RSB RN HA B

§9 FENMHHEXR
9.1 FEXMHHER
1o A EIE M et I 5A TP E G AR A2 53 B TS FE BOIE Z7 5 08 e 5 AR I LA
2+ REAFFUESEARTH LA 5 B IR BOE R e R e R e B R
3+ RIAFFUESEART ML AZ 5 B TF ISR BOUE T 35 58 2 e F0 4 Bl il
4y RELFUESCART M AL oy BT ISR BOIE TR 5 B 2 1 S5 Ui W 45
5+ A WA FE T E R P bR A A I
6+ HH ENIE M 2> MU ) HAd ST A

9.2 FiiH =
T Y [X Ty 308 595 K8 [ PR GF 52 5 A DA FE 16 )2

9.3 HEFEFRA
P 0] IR S H IR A 37 T B WA 3 B AT NI IMA I T e B A 1) 4 A
XA, S TR G, AR A BRI ] N BAS ER ST e i A s R E A

NaE] ks www. thfund. com. cn

RELFEEE AR A A
—O—_—%#+A=++tH

12 T



	天弘中证光伏产业交易型开放式指数证券投资基金
	2021年第3季度报告
	2021年09月30日
	基金管理人:天弘基金管理有限公司
	基金托管人:中信建投证券股份有限公司
	报告送出日期:2021年10月27日
	§1  重要提示
	§2  基金产品概况
	§3  主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4  管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5  投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6  开放式基金份额变动
	§7  基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8  影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9  备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


