TR IfE P iE R E Y FE R R 3
FEHESE (LOF)

2021

5

= AR BUIE

2 3RS

2021 %9 A 30 H

HEEFHEN: TRHEFESEEGRAR
HEEREN: PEHRERITROHFRAF

WA H -

2021 £ 10 A 27 H



TARER AR PAIE U S P R 5 R ROE A A e (LOF) 2021 4E 45 3 ZRJ¥ RS

§1 BEERR
FEEHANEF S LEFIEARR S I GO AR ERIC . R MR IR B E Kt
FExF H N A E S HERA VAN 58 B MR AE AN 1) S DA
FEIE N ERARITEOARAFAREAREESFRME, T 2021 €10 25 HEZ TA
R P bR HERIIAR A SRS F AR, REERNEAFAERBICE . RS IER
R B H OB .
B E IR LA SRR 5T i R U B S B 5, (A CRIER & —E A
F G STF AR AR A K, 58 AR H 50 R SR N AT-2 B 1 A
2 SAINEEE SR TR
AR I 55 ORER Z U
AWEWIE 2021 97 A 1 Hig%E 9 A 30 Hik.

§ 2 EE7 MmN

HE 4 RTAR HUEHEE

7 RE S HUEHEE

g A 164811

HgiafEii B IPE

Fg A FAENH 2018 44 H 17 H

T A T 473 B A 11, 321, 593. 90 17

Bev H bx KAFRBAC T, I 2 ) FE S B AL S AR TR K3
B RS RE, S AR 4R 8O0 A BORER .

BT ARG N b SR 5 A S S, RV R AR R B A
A7 BRI H A B A B i G I R B 2, AR AR 1Y
TRBUS B S FRCE (AR Z BEATAH N o (H ERIRF R 1
B TP R AN AL . BN IR B 4D B
ST RO HE IR, JE A K iz F H A
E R VE R AR G I LR R R A, BRI
CE RSP AR R GRESTIR

V&SR & % HAUE S S ) R R 2 R R B0l i 3 X 95%+ G AL A

%20t 14



TARER AR PAIE U S P R 5 R ROE A A e (LOF) 2021 4E 45 3 ZRJ¥ RS

BTG IR HER R (BJED X 5%,

JRS A A AE ARG NBEERIE G, S St TR A RS fi
FUBEEHTNHEE. ARG NIEHEE, B2
KA e B HNERERAR MR AR I, B 504
B LARARIIR BT R I I T AR AL U 2
it

HEEEHA TCAREG S R HA A ]

HEETEA o [ RAEARAT Bt A IR A 7

TR A R4 B S IR AR HEIRE A THRBHRFIRR C

N> IS AL S A 164811 164825

A IR R & 0 P e R AU A 9,997, 323. 29 1,324, 270. 61 4

§ 3 EEMF IR SFERI

3. 1 FEM &

s NRoc
BB R =T WA (2021 47 H 1 H-2021 49 A 30 FD)
THRBAEFEIEE A TARBUHEIRH C
L AR HIE S B et 299, 110. 87 30, 828. 04
2. A A 282, 490. 96 -37, 647. 84
3. BT 35125 & A A RV 0. 0290 -0. 0447
4. WIRE T e 11, 895,017.19 1, 569, 196. 28
5. AR FE S0 B8 1. 1898 1. 1850
e 1 EIRES W GHRARAEIEFA N NB B 5 & 1S5 o, T A9 S SEBril 7K1 2
KT o % .

- A C B R fE A e A A BN . B

THBRAR 5 9% YA (K AR

HApbe N OS2 SR A2z )
AR A S I R N EAH 2 s B A st -

3. Fra SRR LRI S R s — H, Bz H RS IR H B 5 A 5 H .

3.2 B ERI

3. 2. 1 B MHFHEE KR &SRS R A e R A R

TARGUHSIEEA

O3 147




TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

B Z e
‘ M KA LR L B -
SIS 20 O gz 0-0 | 0-@
HEQ | WIHFEG
@

TE=AH 3.00% 1. 33% 2. 82% 1. 34% 0. 18% -0.01%
JU A= 8.90% 1. 09% 8.95% 1. 10% -0. 05% -0.01%
T 11. 95% 1.07% 13. 38% 1. 09% -1. 43% -0. 02%
ik =4 20. 99% 1. 38% 19. 86% 1. 42% 1. 13% -0. 04%
A4 AR

18. 98% 1. 28% -9.12% 1.40% 28. 10% -0.12%
AT S

THR RS C
e
‘ 1 K 4 e B -
WE (kD WaEFEE 0-0 | ©-0
2O | %O
@

TE=1MH 2.95% 1.33% 2.82% 1. 34% 0. 13% -0.01%
TEEANTH 8. 74% 1. 09% 8.95% 1. 10% -0. 21% -0.01%
TE—4F 11. 63% 1.07% 13. 38% 1. 09% 1. 75% -0. 02%
JU e 20. 82% 1. 38% 19. 86% 1. 42% 0. 96% -0. 04%
A4S AR

18. 50% 1.29% -9. 35% 1.41% 27.85% -0.12%
AT

3.2.2 HES A RAEMURES R HFEE K IR K E 5 RS R R
RBRFHIHLER



AR R O UE SR U R R EGIE S $  E 6 (LOF) 2021 4R35 3 ZR AR iy

TR BEIEAR T EIE R 5L 57 e v s 2209 7 st JE Bt o E

32.00%
24.00% f 1
16.00% NF f ) Y
/ e
8.00% ) A /‘W* VYIW‘E /W
. | |“\M \
0.00% s )i ] Vil R / | ' T
-8.00% W Lm N I‘\U' | '\( 1‘J_.r' |
. L | \
U AAS oy
-16.00% \ ,J\I rl-' ',ﬁl y llql Ilr‘inllrnt '\«"\ | JJI\W \ o MIIN\«V
-24.00% Mg ] W ™ A W] '
l f l\'Ml_ ,.“-.TJ' Ilw.‘\n‘l ]\-'N ﬁ‘.}*—' I'ul f W™ N
-32.00% - ¥
|
00%
- (=] [} L] [ ] - - (=] [a] L] [ ] — - (=] [a] L] [ ] — — [ap]
¥ & b L L oD dd g e b S Lok B
S 2 9 = © 9 © 3 9 - 8 @ 9 § = 5 3 @ 3 I
=] [=+] (=] (=] oh (=31 (=31 (=) (=] (=] =] (=] = (=] (o] — - - - -
5 & & & & &5 &5 &5 &5 &5 8 8 &8 8 &8 8 8 8 8 8
(=t ] [t (o] (o] (=] (=t ] (=t ] (=] (o] (o] [} (=t ] (=t ] (=] (o] (o] [} (=t} (=t} (=t ]
|- TESERE AR IR ER K E — TR RIS RA R T S L |

TR BEISC R T EIE R 5 R ML 5% e vE s 2209 7 st ZE Bt o El

28.00%
21.00% '
14.00% \/\'\ p
| AN A
7.00% \% [ .‘\ I \ \L i
0.00% {}rv *Uﬂ'w \
| wﬁ%@ﬁ/“ﬂﬂ M
7.00%{| W R L \ I
A [ Nl 1 Y
-14.00% 1| | f - A _ A
;\ I"] / \ i ]ﬂﬂ ,."“ I"lu'u J\..‘ﬂ M M,",.J'\ v glly‘.(-u
21.00%{|— "l [ W P -y W
28.00% “lh'] ﬁIrILML. ,I*-YJ“- ﬂllw."ﬁr. "1\. flﬂﬁl'} 'u‘}‘.r" ' \1" l- ..-' l!"u\/\urx nl
W \
35.00% v '
o -] [+r] [ - - — [Tl [=e] [ ] L ] =t =] (o] =] — [T} (=] ]
[n] [xr] o] o] - - (] (=] (=] [} [} - - - (=] (] L] [ ] [ ] [ap]
4 b F L L b ddd A I DDA BB L S
2 2 2 - 2 9 9 9 9 = % § S § = 5 % 3 3
=] [=+] [=+] [=+] (=] (=] (=] oh oh (=31 = = = = (o] (o] — - - -
5 & &5 &5 &5 & &5 5§ & - 8 8 88 8 8 8 8 8 8
(=t ] [t [t [t (o] (o] (o] (=] (=] (=t ] (=t ] (=t ] [t [t (o] (o] (o] (=] (=] (=t ]
|~ T RURBEHCR P £ — TR URBEHCR L s |

TE: L ARG T 2018 F 4 H 17 Hil “ TARE (S & BIRIE 100 S8 SO i sk &7 Fe ik

2. MIFERGEFRME, AESECHN6 MH. BEKREIR, ARSEHREFGERESH
R BV R B PRAN R E - A I P08 e Rt 32 0 [R] A Ji 2 AR A0y e A0 6 32 RS A
B B AT B B IR E A 90%  HAMIRT AR B2 8 577 (10 80% AR5 5 H H 2 AEHER I
BT S A FmANZ S REe s, Ble sl 2 HAE —F LA K BUG o MR T2 e 5 1HE
11 5%, HAMESEAOIBERE G, FAHRES. RIBCRIEREE . Bt BOIE & H A SR T

H Bt Ll

#

FEE IR EE A I E DU BRI E «

b=
b

=



TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

3. 3 Hithitz

§4 BEAMSE

4.1 R&2E (RESLHENA)

A 4 1 4 2 AN | A ol

A
E G\ RS omaw [EEnm| e

UL

it 2010 N LA, BUTIEEL
R ORI, EeSH, 2014
10 H 17 HES, 4E TAmE &R
iE 100 8505 JOE 4% % 24 (H 2018
fE 4 F 17 BN TARSG (S Tk 3
FP R R AR EOE R R B Ak 4
(LOF) )&%, 2014 %10 H 17 H
24, AR THRERE YR 300 o £k 77 4%
WREREZ, 20144 10 H 17 HE
L, PAAE TARFRS B8 T 500 FRE05 2
IEAHE RS (H 2020 4F 2 A 18 HiEEA
BN TARER S FAIE 500 32 5 BT Ts
HUF AR RSP ) HeR R,
2015 £ 5 H 21 H&S, L TGS
AR R HUr FAF S48 364 (H 2020
E 11 H 26 H AR TN T AR IS Uk AL 1
FREOIE R Fe 4 (LOF)) FE S 24871 2015
2018 4F 4 H 17 1 T H 23 HE 20204 11 H 3 H, H4F
H TR SRS HE gk R B GRS
PG EZATE, 201749 H 15 HE
2018 4 5 H 4 H, HHAF THUEGE HRIIE K
MBI RE IS (LOF) 423,
2018 4 6 H 15 H, AT THIHGE N
Wi % 4 (LOF) R445, 2019
£ 5 H 20 HAES, AT TS A 300
LB IO R i e o4
., 201948 A 21 HEA, #H{FTH
i fE PR 300 28 ) B i e AiE 75 4%
TREHEE S EEH; 20194 10 A
17 HES, T LHEEE HiE 500 52 5
R ATREOE R B R S I A B
2019 4 11 A 1 H&ES, T THRmEE
IR X BT 100 32 5 B P A5 4k
WEF IS I 2B 2019 4F 12 H 25
HZ 4, 84T TR S5 S E X AT
100 58 5 B TR R R HGIE 23 15 58 Jk 4 1k

-
=
;O

-

>
\

Xk

-

&
fEay

Bt S B H of

&> B o

2




TARER AR PAIE U S P R 5 R ROE A A e (LOF) 2021 4E 45 3 ZRJ¥ RS

PR A HA 2T 2020 4E 6 H 1 HES,
FHAE T ARG HHAIE 800 52 5 Bt Hs
AL RS EALT, 2021 1 H
21 HES, $HE TR E PR &
TGRSO SRR e R 4%
B 2021 £ 1 H 22 H&EA, T T
(3 HPAIEY SR LI A2 5 B P il 4R 4
IEHRIES IS, 2021 56 H 11
24, AT TARIHE huE 2R Byl 3%
TSI HOF S R e R 4%
B 2021 47 H 22 H&ES, AT T
5 HUERHE R S A8 5 BT i g B0iE 25
A Sl A VW e o S B
e 1 AR H T NE & A RA R H AR S8 3 /M #8 AT B H 3, S H WAL 445 18

RSB 5 B R H 3
2 UEFF AL SCEMAT I B2 CUEFR ML G BERSAE B M) IR R -

4. 1. 1 JIARSRAEM B BT FHE TR B R S A& & 238 F R E K i i L
AR IR A G 02 2 AT R SR VP B LR B e B

4. 2 BE AR E A A E I /EEM T H A3
BARE AN, REESE N RALI QEFRRRIL ) S REEE R A

VLIS A R VAT I LE , RIS R T S U LA I Y

il AR At B, ONEE S B N BOR B, EIE S S0 HRA A 2 1T 8.

GEF. 5
HETrE, EE

4.3 AP HER A

4. 3. 1 AP35 ERIHAT R

NT APPSR, RIS R TAFIZ, B I I R 5 F sk ik
VEEHUAT A, A TGS GESBCAHESE) o GIESM B UM R 35 % L 45 B0 0S|
GIES IR BHURSEV P B RIE (R A BIRUE)  GIES PR S B A 7] A1 5 5 il
HPEIN) SEEERA R NI, FIET (ATESEMINE « (REZ5 B
) W ARVE R R R AE X R T I BRI RUE , JFRUE X KRS iR R
WA ZEHER K, T REAFTERRRENY . R 2% S b MU DL AT I . AR5 201,
PRI Ao . AR OL SR B SR, AR 24 W] 2 BR A 2% A7 B[R] — R 25 A3 AH [ 58 5 75 SR i R4 5
WAL, BIRMT ARG A TAS S RSRHETERAE, SKHLT PR S KBS R BB A
B, HAKEG NI G 5 ARG NS B HA R 5T A & Z AR R AR R IR S 52 5

BTl 14

(|




AR IR U S P AR R RO BB R (LOF) 2021 SF 5 3 ZRJE 4R

FAEXAE Gy o

4.3.2 RERZ TN E TN

AEEEAMRE N R BB L G RGN, AARFHRRAES 505
NTFFFEN R H 1858 53 BRAS D i HL 58 5y B AZAIE 7 24 H B B%ITE LA 2 . Bt
A2 BB A A BT SRS T R AL R H SR R AE 5, RREN A 5 AR 2 i o

4. 4 WE N E SRR RN IBEo#r

AR, AIEGIREAR AN B ERWEZ: D W R, 2) B BRI
.

AIEGNIRE A G, BN IR SRR, Biks B psens, i
BHERDSIEERAR, TR B GIREAR IR R, D855 TR 5 G PR ER IR 2235 1 E
BRI

4.5 MEHAFES NSRRI
AN, RS A AAHER KRR 3. 00%, AL C M EHEIE K E S 2. 95%, Mraibhis
FEHEIN RN 2. 82%.

4. 6 ME ARSI NBRES R ERE R

A SRR A M BLES N A TR H E & 5 3HEIR T 5000 7T niITEE, 496 2014 4
8 H 8 HAERM (ATFFEUEFFHFIE SIBFEBINE) B+ —FHEMFM, WA ek
FIBITRRTT S FFULIA RAF L

§5 AR E

5. 1 REMRESH=HEBM
P it H & () i 4 S BRI ] (%)
1| A # T 12, 512, 855. 58 91. 28
Horpe 5 12, 512, 855. 58 91. 28
ey - -
[ 5 i 2 4% - -
Hr: figz - -
Y CRFUE SR - -
4 | REEE% - -
5 | GRlfiT Ak AT - -
SN IR B 4 il i - -




TR T U S R i 3 A

BHOF R 34 (LOF) 2021 4E 45 3 TG

Forre SErE A ) SEN IR 6 4R Bt | B

F

BT ARG H AT ATt 1, 137, 953. 37 8. 30

HoAh Bt /= 57, 210. 31 0. 42

it 13, 708, 019. 26 100. 00
e BT IS BN R DR 0 4 i B = (W L 2y T F S A el REA R 22

5. 2 MEHIREBATW A RO E R B A S

5. 2. 1 REHIRBHRE AT REIFARE R RAE

N 1725 ARME GO i 3 4 W PRI E A (%)
A PR FRS B, ik -
B PREMIL 337, 210. 50 2. 50
C  [fligk 5, 111, 049. 72 37. 96
CEVANE AN /S W& e
D e~ 807, 538. 30| 6. 00
E @5k 979, 251. 20 7.27
F oo HERRERE 386, 074. 00 2. 87
G . SiEmiElk 1, 500, 556. 02 11. 14
H o fErEfEmol - -
FEAR R AR AVE BRI
I P 552, 677. 50 4. 10|
T Rl 532, 148. 00 3.95
K sk 1, 554, 430. 34 11. 54
L ST 55 55l - -
Mo RFEEREFANEOR RS - -
N KB BRI A L E B 751, 920. 00 5. 58
0 |[ERMRS. BHEAHARR S - -
P HE - -
Q |PAARESTE - -
R i, fEEMG R - -
S EiA - -
Ca 12,512, 855. 58 92.93

TE: TP IR 2 S E 2k e B A R B 2y I A S

5. 2. 2 WEMIARBPBB R BT U ROFABRRREAE

Teo

5. 2. 3 M HIREAT WL REEBBER R B ER TS

AR R ZE.



TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

.
5. 3 JIRAZA SEMHE o 2 713 E L5 R/ HEFR B B R B B B A
5. 3. 1 EFRIRIBHRF R A RNME SES T FEEE R PHEF R+ R BRER

Bt BH 48

e | REAE| KEAR | HE R | AaiE Oo i B 4 U P IE L (%)
1 601000 JE 1L 152, 200 423, 116. 00 3. 14
2 600874 | BDLIALR 62, 800 418, 248. 00 3.11
3 600717 RS 97,010 412, 292. 50 3. 06
4 601992 | 4:FHEEMH 141, 800 399, 876. 00 2.97
5 300334 | JEEARM 37, 000 392, 200. 00 2.91
6 600008 | ERIFIR 104, 930 389, 290. 30 2. 89
7 000897 | HERE 192, 100 388, 042. 00 2. 88
8 002542 | kAt 135, 000 386, 100. 00 2. 87
9 000652 | ZRiLMA 95, 800 386, 074. 00 2. 87
10 000778 | HME5E 88, 300 384, 105. 00 2.85

5. 3. 2 & HARBARIR B #2 A SoMEL 5 28 B = 1B H B K /NEE e BB i B %

e
o

5. 4 MEAREL T WP R RFREA S
AFE AR A RFFA 57

5. b IR & HRIEA S E S ES T =58 B DR R LA SRS S B A 4
ARG AR AR A 67

5. 6 A FARIZ A A o B T = 15E LU R/NHEFR BB 48 B SORFESR R BT
k]
AT AT IR ARFFA B S L SR

5. T & FAIRIZ A SO i BeS F 7=15E H ) K/ HE R BB 42 St G R B B A
ARG AREWIRARFFA &R

5. 8 & HAARIE A SO A o 2B B 7= 158 HU 5] K/ HE R BB FLAA BUE B 5 B 40
ARSI AR AR R KA AU

5. 9 MERFE SRR KIS H3Z 5 18 5L i A

o107 3k 14|




TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

()]

- 9. 1 G RIRAZSHH BB SR B0 1 35 B 40
AFE A AR I AR Y R | I

ol

. 9. 2 AR EHF B KB RBUR
KA, A F 4 RIE R I 18 T4

(9]

10 ERAZES BB E IR 5 18 0L

(9]

.10, 1 A ERB TR B BUR
ARIE I, A4 IS E G ST R

()]

- 10. 2 3R 5 BIRACE: S8 B 1 B 45 B B 7 20 A0 4 2 A 240
AT AR WA RS A B G D358, I IYIA] 452

()]

. 10. 3 B BB B B E PPN
ARIE WP, A4 A I8 FH R B AT L

()]

11 R A SHRE MHE

5.11. 1 AEGHFEHIAT TR IEFHRT ERARPR T UK R EM DLRFE, K
FEREmF HAI—FEANZBIATHET. LTKEER

AT GBI AR HAAT BARATIR B I BTS2 S, srE R 5 ] AT —
FENZBATHETT . BTHETE.

5.11. 2 HEHF AT +4 BERTHE HEE S R E K &L R E
AT GBI A4 SRR 2 e B TR E 46 6

5. 11. 3 HAEF=H %,

FFa 4R & (o)

1 |(fFHRIES 6, 789. 26
2 |NGESREF K -
3 | MUBER] -
4 |RRE 116. 27
5 |MUHIEEK 50, 304. 78
6 | HAh R _

FOILT O3 14



TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

T |[FERERRA

HoAth _
&S 57, 210. 31
5. 11. 4 WG HRFFA 10 T 575 I HA R ] #5057 5 B 4
ARBE G AR WIR R FRA I T 5 B vl e 555
5. 11. 5 &5 BRI+ % I B2 P AA 7R i 38 52 PR 1% 150 T 14 BH
5.11. 5. 1 G BARIEHE B B+ 48 B B2 AR T 52 PR & 1L A 1 BH
T
5. 11. 5. 2 i G BARFAR B B B T 42 AR B2 A AR Tt 3 52 B 1% 1 AT i B
T
5. 11. 6 BHAH AWM HE R HAL SRR 5
T
§6 FHRE S HE T
BAL:
i H TAR SIS A TARFEFEFRH C
S AT 4 1 AL A 9,924, 133. 19 745, 291. 15
5 30T 30 TR) 5 4 5 FR D 473 40 2,245, 181. 85 1, 873, 898. 48
Rk - i 5 O A 1) 35 o A E (R 47> 51 2,171, 991. 75 1,294, 919. 02
i 7 A B TR 2L 3R AR S I B (A A B |
/DL “=7 HA)D
S I R I 4 4 0L A 9,997, 323. 29 1, 324, 270. 61

T 1 R IR R A A B LR AR

2 o S SISt < B [ 473 00 55 A B 3 0

§7 ZEBHEACHEARERH AR SEN

7.1 BREEHAFHFESMPRIENR

Teo

7.2 B¢ BHENCHERERERREEST S WA

Teo

o120 314

=



TARERAE AP IE A S O A & AR BR324 (LOF) 2021 455 3 Ry

§8 MBRER KW MERFR

8. 1 EMINE—RREFEES M LFIL T BT 20589155
.

8.2 MBEE RRHI MM EERFR
.

§9 BREAXHHEF

9.1 ZFEXMHEF

o IR B T AR SRS BRI 100 F8E00 IR IR 5% BT L AR SV E MR SO
2+ (ARER S e Rt E S AR e £ R AOIE TR Bt i & (LOF) HEEF) ;
CLAR A T IE RTE B P R R R B 5B 2 (LOF) FEE WD)

4y (CARER (S Rt A S A% e £ R RGIE TR 5t i & (LOF) H5F 45D
v BRSNS TR HLIE . B U

V BESHRE NS TR HLIE . B U

v R N e B NAE R E B AR A A T

—_

w
/

()]

(o)

-3

9. 2 T R
B4 N\ B ST AT

9.3 &R
P F AR EN I R e S B B AT eSO AR SR J5, 786 PRI (] Y S B IR SOy & B,

ITREEESEHFRAHR
2021 4£ 10 B 27 H

o137 O3 14

=



TARER AR PAIE U S P R 5 R ROE A A e (LOF) 2021 4E 45 3 ZRJ¥ RS

%14

=

314

=



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


