e

HIERHRI &MY 50 32 5 R TR H8 Bk
TREREE

2021 =

—
=N
f—a

542

=R

2021 £ 12 A 31 H

HEEBHEAN: EREEFTEFRAT
EEFEN: PELIHBEITRGERAA
WREZEHER: 202241 H24 H



MBIk ETF2021 455 4 AR

§1 HEFER
SN G2 N AR TR E R C . R SRR B K
FEXF LA R LS RN S R M AR AN I B T AT
FEFEE AP E T EHRAT IR A R A A RIE AR S-S FRME, T 2022 401 H 19 HEK T A
Wt M 5 FhR . HERIAR R AWM EEANA, REERNBEAEREBICE. 1RSI
NE AN DN b
R R VR LR F SRS 7 I SR U FRAE PR 58, (AN ORIERE & — s A
FESHE A SO AR HARRI . VA KUK, BB 7R 0 SR A0 BT 20 e 15 A
e SAEEE VLR
AAR s I 55 BORERE H it
AR WIE 2021 4E 10 H 01 HiE= 12 A 31 Hik.

§ 2 &7 FE
Fe L THFR 52 B3k ETF
7 N TR AR XB ek ETF
AV ] 588330
S (Y RLIFRIFF IR
REAFAEMH 202146 H 29 H
A5 AR FE S A 1, 681, 737, 802. 00 1>
% Hir KRR AIFREG, 18 SRR I O 25 P AN R R R 22 ) e /M
5 % s AL G F BRI SE S E Ik, R4 BAR A48 B i fe R EE f e

MR AL, FEARE R (1195 Bt e S H B R AR B e 22 4%
WAL AT N I .

X5 T HR BTS2 TR AN AL  TRIVE AR I BT A T RS A7 BB PR | 5 % 45
fEL, SEARSTIERG SR IEERT, S BRI %
GERRAR L AR RRAR L i A AT AR et S EAT #4K

Ninaaze 3 HERHE B 50 Faolicas %
RWW SRFAE $ﬁAE?%?ﬂﬁé,ﬁﬁ%W & U XU KT e TR A A 2

F A e S M.
$ﬁAﬁﬁmﬁ& TR R R RO G, B EOR AL R S, BR
ERFR AT A, FLIARS IS5 A5 IE -5 AR (K45 B R AL X T 3 2 45 (0 KU i
i FFAEAH L

TSN 5 I G A LA 7
S IEE A [ TR AT A B 7

§ 3 EEMFIAIIMESIHERI

%20 k14




MBIk ETF2021 455 4 AR

3.1 FEM &R

fr: AR

E B SRR

AR (2021 4 10 A 1 H-2021 4F 12 A 31 H)

L A B SEI i A

—-63, 534, 112. 20

2. I

-33, 209, 848. 09

3. VBT 25 3k 4 BUAS J A

-0. 0187

4 AR & B HE

1,418, 252, 488. 85

b. WIAREE G BHTHE

0. 8433

e L AHIE eI R fE S AR RSO L BT |

HAbN &2 s Ee i) 40
BRAR IS 2R R A, AR 9 A 3] SR et n_E A9 2 se (B A2 sh Wit -
2. iR 3 GV BRI A OIE A AW B 2 He i) & s L TE A2 5 Sebrllc s AKF 248 T

F 5507
3.2 &P {ERI
3. 2. 1 ZE&MPREN KR R H 5 F LS 8 FE AN R L
MRS a8
FHEIGKE | EEKER | Gttt
M B HERER | O—6 @—®
® EEQ | HRERO
HZ@
TE=1NH -2. 72% 1. 10% -3. 44% 1. 11% 0. 72% -0. 01%
xR H -15. 73% 1. 59% ~16. 59% 1. 62% 0. 86% -0. 03%
k4 - = - n - -
k=4 . = - - - -
%A . = - - - -
HAELE A
-15. 67% 1. 58% -14. 83% 1. 62% -0. 84% -0. 04%
R Z 4

e (D FebgiRaE: PIERHEI e 50 frfiias %
(2) 1A DA LU B AT B TS 8 B R AU, BT 2 o HBLR R e — HARH (A

FELZZHHD.

3.2.2 HES A FERUREES RTHMEMKRZF) LIS RS A fE i
RBREHILER

p=il
pes

=



MBIk ETF2021 455 4 AR

R4 L SETF 8233 Tl 48 5 X0 55 Jo] 3 Ml &5 HE 4 36 S P 38 8 o) 5 3 56 -2 LU B

a 114
2. 00% (| A “
0. 00% || A A
LY AN P
—7.00% |L/' “ﬁ ,."/\“r I| |I-,II lf N
PARPAN AN
-4.00% |-V \\ f \
| 1
—6.00% || ! \..\ \
1\
\/ N p
-8. 00% I o A
V AN fon)
-10. 00% B Ay e
\ JI.' / 1 Moa—' A W f—’v::l
~12. 00% |:,- e AT '-.t;'\;,_f'\“"/ Y i\
IIlll -'I L, ."r' N — \"I N |I \"l \I"- a
-14. 00% M A \‘ ,
Az \W AW
-16. 00% 1 Vi i
N \
~18. 00%
(=23 ] [l =] =t o o4 — o [+a] gl i uy o o4 — [=] (=2} oo [=] —
[} o - o4 (=] - od o o Lol od (=] - (o] o - [} o4 (=] (o} o
L L
T T T TTTEE?P TS OLOLTLOTLTOTSTIOYTOYT T
NN N N N N N N N N N N N N N N N o™ o™ ™ ™
(=) (=] (=) (=] (== (=) (=] (=) (=] (=) (=] (=) (=] (=) (=] (=] (== (=] (=) (=) (=]
o o o o4 o o o4 o o4 o o o4 o o4 o o4 o o4 o4 o4 o
[— MENEAETF R KR — WA LETF Rt IS |

1 AEESEEEA AT 2021 4£ 6 A 29 H, b H ARSI S & FE SR,
2. RS EFNZE, BReEHANY AR RN B 6 A WG SR g4l a
FFEHEEATRIIAE RAE, BZE 2021 412 H 29 H, AHELCBRE BT 56 E ).

§4 HEARE

4.1 RELE (RESZE/NA) &

EAEENEEZHIR

K ERAH | BEEH

HR S5

IEFR Aotk
FIR

WL

AHe Ik
KRN
TREBBE
M. f
Kt
AgEIFSEas

#

B 2021-06-29

16 4

i1, 2006 4 6 AN EEE A
BRAT], SEJETERE Gk P2t KRR
A BT AR, DEFREER B . fa 4k
WF AR ER 238 . 2012 4 10 H & 2018
11 AAESEE FAE 180 Ak sS 5 i
BV (=R 1o A s S e L S B L
2012 4 10 A % 2019 4 1 A4F_E1F 180
S Gy BUFF ISR E e I 4% BT Bk 4 Jk
S, 2015 4E 5 H & 2020 4F 12 AT
HE HPIIEERST IR EU D SO IR R BT B 4 0
G4, 2015 4 6 HZE 2018 £ 8 AR
FHUE 1000 Fa50 3 GOE R 7 I Bk 4
28, 2016 4 8 HiEgF = IEZE T4
SR ISR RO S R B R S L A
2017 4 1 AT AR E A B2 F)
ML FEHOIE S 45 71 3 4 (LOF) 2R 443,
2017 4F 7 H iR s UEARAT A 5 BT
TR RS S48, 2018

p=i
H
p=i




MBIk ETF2021 455 4 AR

11 H AT T IIEARAT 2 5 BT iR
FREGE SRR SR S 4T,

2019 4F 1 A % 2021 4 3 A(EETE IR+
Bl A o = (i Fia H5E 77 4% B8 R 4 (LOF)
e, 2019 4 5 A EEE PIEE
J7 8 G BT I AT BOIE S 4% B R e i
2B, 2019 4 7 H R EEE IERH R
LA G R A I BRI R 1 B e A 4
28, 2019 4 8 HilgAE4E MSCT H1H A
Ji% il ESG 388 FH Fis BOuE 4% 1 5 4

(LOF) F: 427, 2019 4F 8 Hig(Fiexh
WERHE I Sk A8 &) B i B HE 25 4% Bt
He PR e e 2, 2019 4
12 H AT 5 Ul 2o Sk FE HOIE 12
B4 (LOF) 4248, 2021 1 HE
2021 4 5 AR S PRI T FREGIE R 4%
R4S, 2021 4F 3 A RREE
HHIE AR UE TR A 7] 22 5 RPN E0iE
FI T L R PIEERIER A TS
RTF I AR EOIE 75 4% B 5 4 ok TUIc %
HEFEZ M, 2021 45 HEFEED
WEEEST 28 5 BT T AR HOIE S $  h
B 3L 2230, 2021 4F 6 H i RE
FHIERHI BN 50 58 5 B i s $oiE
BRI I G LT, 2021 4F 8 A
M5z RN 50 52 5 B Rl e £
EF R AL G R R G I S 4 0
2021 4F 9 H AT EE A UETH T RLAE 5
RO R B R S R S A T,

e 1 ARBUH I CL R RAE HIS DL O 5 it
2+ UEFF AL SGEMATIE P2 CIEZR MO A A BERE A B 0%) HOAH SRALE

4.2 BE ARG HA S EESBEEMFEHB KA

RGN, AREEEENAET (PR ANRIIMEIESRE) . (PN RIS EIESF S it &
2 REE TSN (g TiERIEY 50 38 5 BT IR HGIE R R R B R S A R R
AR SE AR UE « I8 B0 TR SCHLE , ARIRINSEAE A B ST i S B R E ] 2 4
BT, ARSI A MG b, DR AR N IGRCR s BOA R FH I 0 B AR

i AT
4.3 PR GET IR
4.3.1 AP 55 B RPITENR



MBIk ETF2021 455 4 AR

AR I, el BN R AT BOR R R R A R BRI
RAZ GBI B KB RET ARSI FHZS Q8RS EMREER R ER0r
WEENLE], BORITE BT R A G ERN PR R IE Z 5T WGP
PRI R AR R, BRSNS AR T A P22 5 AR G 2
AT NFIRHIBEE R, 38 7 AN FE T IrA S5 A& Z MR R et R 22 5. B2k O
5 B MU R 2 DL RGESEUAN IR A . AR R &R R 5 32 50 2 riras
SRR KIS DL -

4.3.2 RERZ BTN E UL

AN, HESEHAREAEFGEHRRAES SN 5T AT 50 R H 852 5 A 8>
RS Ty B AZAIE S 24 H RSB 5%

AN, ARG KIFHE L DTN,

4. 4 & AN S HH B RIS RIE /R

2021 FEPUZSE, BRATE AR IR NETRE “RRIIK” Bk R, SERIEKARELbrIst,
HE PR “Fae sk, BRI o WM, RIAG AR TIBUR rU SR
CFl S, Al BRSO AR R A S — T . B 2022 48, fER RS
PENE S K M R A R SRR R, o AR R BRI B AT . TR BORK KRR AE 2022
SRR MRS (e 5 A R, BEEERT IR ah I R e R, AR A G A R R SR . UESF T TS
1, HHTT ke, (HEsSA N, S rE T E s Rrs. 2021 IR, ALH. ERE
T RE BTERIEBLF, BR. Ala. BBk T RS AT RIS .
AR I, PA_EAIE 50 $REOMTR 300 FEBON AR B R A B R0 Bk 1 2. 42%F0 1. 52%;
1A BB AR Y FIE 500 FRECNTHAIE 1000 F5 %7073 Bk 1 3. 60%40 8. 17%. FEAR 5 i,
FHERMIEDY 50 FRECR T TFBE T 3. 44%.

ARG WAL N IEF SEW], ERRMEd, BAVPHGE RS A, BRI MRS %
TG, FEFGHODUE I AR & AR BN, N F 802 ) AN B A BOR B A ot A Al D B
W
4.5 RGN E SR SR

A BB S BUAHE I KRR -2. 72%, MG IR & % -3, 44%.

4.6 MEMARESTFH ANBBRE ST HERE Y
AN, AEEEAAEES: A TR HEE GO BFA MET =8 NS 31 EAR

Foen I o141



MBIk ETF2021 455 4 AR

ThT TG

5.1 REMREEH=AAHER

§ 5 WMEAGHME

i H

£ o)

b3S BB EE] (%)

$r

1| Bt

1,399, 224, 101. 70

98. 37

Hrp: B2

%

1,399, 224, 101. 70

98. 37

%&&%

[ 5 Wi #5 %

RATHE S H A e it

22,529, 884. 23

1. 58

HAb 5™

603, 073. 23

0.04

aif

1,422, 357, 059. 16

100. 00

T AR TS R

SR R

AR B AR A E G, 5.2 NG

IR £ T

5. 2 EBIRBAT IR ERTHE

5. 2. 1 MEFRBHEREETUSROFEARZRRAE

BE ARG EIEE, WL

g 1T AfROE (o) 7 JE 4 R P 1 E L A5 (%)
A MR MRS B - =
B ERAMK - -
C [hili&k 1,195, 522, 839. 16 84. 30
b M7 # T, RS SoK A= 1 i
R
E @yl | ]
Foo R MRS - =
G [z, ShEAIRELY - =
H o g Aol - =
: ;;ji¢§im\ A IS B AR 111, 068, 934. 88 7 93
J Rl 17, 855, 630. 00 1. 26
K |k - =

p=i
H
b=



MBIk ETF2021 455 4 AR

A G AN 55 A 55l

FHAWT FORBAR MR S5k

71, 000, 853.

75

KA FAEEAN N3 i B,

& IR SS BB A R 55l

A

DA T A

S AR E AR R

»n| | mlo|lm|lo|=Zzl=|

27
CRe

it

1, 395, 448, 257.

5. 2. 2 MEWARBPEB R ZTU A RPRABRERRAS

(%E]

REsl

KRHE O

o B B 1 E ELA] (%)

A

KL MR Lk

B

R

C

il il

1,979, 274.

70

0.14

HL BT00 IR SR A A
BRI,

i b

6, 806.

19

0.00

R AT

33, 086.

34

0.00

ALl A REATHEEL

ol ool EESH oS

415 I ROl

4, 608.

00

—

5 DB A AE B BRI
55k

1,682, 426.

<Rl

s ik

LT AN 55 i 5Ll

NS4

39, 487.

KA L FREEA A S s B

11, 992.

Ji B IR 55 A B R LA iR 550,

oA

A2 AR

18, 161.

SOt R E AR

i lmlo|lm|lolZz2l=C0 N |—H

e

aif

3,775, 843.

5. 2. 3 WEHIRIBATW A RO BERER R ERRAS

AT G AR IR R A OB BB

5. 3 JARAL A SOYME o Fe & B 7 13E L R/ N B B FR B R W A

5. 3. 1 MEHIRIGEBIK A FOME 5 S T 5 HL B R DNEEF AT+ B R

AR

s

mzpm| mEsawk

g | AniE GB | BEEVFSEEE W)

o8 I o141



MBIk ETF2021 455 4 AR

1 300750 | FHEEAR 230, 401| 135, 475, 788. 00 9.55
2 300760 | EHGEEIT 278,108 105, 903, 526. 40 7.47
3 300274 | PFHYGHLYE 597, 187 87, 069, 864. 60 6. 14
4 300014 | foehdne 702, 926 83, 071, 794. 68 5. 86
5 300124 | JC)NEA 1, 056, 600 72, 482, 760. 00 5.11
6 688981 | HithHE Pr 1,107, 630 58, 693, 313. 70 4. 14
7 300122 | & KAEY 453, 273 56, 477, 815. 80 3.98
8 300142 | IRFZRAED 888, 600 49, 939, 320. 00 3.52
9 300450 | JeFREE 625, 700 46, 533, 309. 00 3.28
10 300782 = 133,364 43,583, 355. 20 3.07

5. 3. 2 MEFIRBIRI R HE A RHE G EE R #E IR/ DHEF IR 12 B =&

A4
. i _ b ISR IR E
Fe | mEmrm | mman | HE gD | ArhiEGo i (7 t
0
1 601728 o [ s 394,011 | 1,682, 426.97 0.12
2 688798 oNHT 3, 592 755, 505. 36 0. 05
3 688553 TS 2 8, 928 286, 678. 08 0. 02
4 688733 oA iE 3, 409 256, 902. 24 0. 02
5 688091 EEE A 3,294 141, 016. 14 0.01
5. 4 & PR #fiss MM 2R SR EHE

I GAR T WRARFFA B

()]

AIEEAR A AR AT B R

[$)]

BH 240

AT AR AR R AT B SCRFIE SR

et

AREAMERARFFA SR

()]

ARSI G AR IR AR ARG

o1

[$)]

H9mW

3t

14 71

9 MEHIRARE S BRI 5 FH LU

. 9. 1 EWIRAE SR KRR R MR 2 YA

-5 ERIRIE A SO E 5B S T3 E P K/ HEF BT 48 B B 4

.6 MERIREA SOWME & B ST E IR/ BT+ 4 B SORRIES BROR

T MEWRE A AE SR ST #E AR DRI A4 RS R R R AA

- 8 ME IR A SO E o F B 15 ELI R/ R B BT 42 BGIE L3 B 40




MBIk ETF2021 455 4 AR

ARSI R BB A B

()]

. 9. 2 AR S BB KR BUR

I ARBR AR IBT
5. 10 EMAKRAZSBRKEH R R HHE LA

5.10. 1 A H FUH BB R BUR
AEE G R RE UYL

5. 10. 2 ] HRAE G F 1 B 6 12 15 S 157 B4
ASHe G R BT E UL

5.10. 3 A J H GBS B VR
AEE G R R E UYL

5. 11 {BAEWE ME

5.11.1

XAk ETF BG4 2021 4F 12 7 31 AT E2: iR ARA ) (300142) HIAAT AN =
FE R AR DB AR B 4 B ] B v A 85 D BRIl e R e 3, T 2021 4F 7 3 FlE
ZFIER R ICAWAER R, DT SUE, BORIOE L [THkE . IR SR AR . BORWE TR, 714
3100 PR S £ ARG 2 R A T B R M

AFE G P NE N B BT A REATHE D TR, DO BB ARy ALt A F] R
WA B2 T s, R b A e 4 A BN GE FOdR I 7 R 45 5 I I AR R AR AR o R BN, AR KR4
P BRI T AU SR AR U AR TR B RAT AR B Bl B0 1) S 22 T 2 e A o o) L A — 4

WRZBINIFEDT. AETTRITE L.

5.11.2
He BB AIAT T2 B R AR A 1 R ) SR R SR I

5. 11. 3 HARBE F= 1A Rk,

F5 AR &8 L)
1 A7 PRIE 4 556, 855. 75
2 |MUHEREHE R 42, 960. 55
3 | BSEAR _

% 10 00 3k 14 00



MBIk ETF2021 455 4 AR

4 NIRE 3, 256. 93
5  |SIUSCHRIEEKR -
6 ARG _
7 |FERESRH -
8 HAth -
9 |air 603, 073. 23
5. 11. 4 i EHARFFA BIAL T 5 B HA B v 45 44 25 BA 40
AT G AR WA R FFA AT A v 45 57
5. 11. 5 & BAR B 142 I 22 W A Tt il 32 PR 1% 15 X 156 BH
5.11. 5. 1 & BARBEI T A4 B = e I8 SZ R 1B L i) Ui B
AT AR RSB H T+ 2 B S P A 2 RS O -
5. 11. 5. 2 it 25 BARFRAR 3 B¢ Al Fo.48 B B2 P A7 A0 0038 52 PR A% Ol i) 48 B
TSR | HEETRE | iR
Fa | BREAAR Ji 52 A4 R B .
eNE o) (XY, iR
1 601728 o E LS 1, 682, 426. 97 0.12 B 2
2 688798 ONH T 755, 505. 36 0.05 B 2
3 688553 I F 2 286, 678. 08 0. 02 B 2
4 688733 o apil 256, 902. 24 0. 02 B
5 688091 HEE AR 141, 016. 14 0.01 BB e
5. 11. 6 T HEA ARG MERHALSCEHIBRE 5
TV AR E, AT fE A S T Tl Fil
§6 FHARE S M FHZ)
BT Ay

T SIS < L

1,941, 737, 802. 00

7 ST Ta] i <5 5 FR D 3 0

164, 000, 000. 00

Wol: T ST 1 <o B [y 450

424, 000, 000. 00

7 Y1300 ) 5 < 5 0 AR SR A (4 A
UL <= 3D

e SUTIIACSE < 4 0 A

1,681, 737, 802. 00

§7 ZEBHEANCHERREREARSHIL

7.1 R&EBEAFHARESHBERNIER
A I B P RIS HY B R e AR &

% 110 3k 140



MBIk ETF2021 455 4 AR

1.2 Z&EBNZHERRERREAR S5 WA

Akt W e E A RIZH A

e AL
WA S,

§8 IR HEE RRNFIMMEERFR

8. 1 REMNE—BREFRFAESHBMLHIE R BRI 20681F 5L

i A R A 2 e AR G L

WA HIRFFA RS

an

SRR TRl =q ]
BB B I 20%
fYARF 1] X ]

)
14

H
(Ggds

Iz ]
(7g

FEA A

gl
Ee (%)

oD H B E(E DR O K

20211012720211012

177, 658, 800. 00¢, 365, 000. 00

37, 989, 000. 00

144, 034, 800. 00

8. 56

% 1200 3k 140



MBIk ETF2021 455 4 AR

M RE OCR D & RN RS

7 R R

T N AR G L — B A S S A Ll 20% 91K DL

TR — R B FPA R S ML O R AT OL S, W Bt E A rh e lnl, AT RE 28N 5 i sh 1k
PR BEAE,  H TS e I B OHRRE Bl R0 T RE RS ZLACBLES 70 B2, T BEXS R4 5L IO A% 1
B, MR R. H BRI B RUR SIS R R B, InsRRTEIAR
ENPERE . T, R AR

8. 2 MR B E R MM ERE R
o

§9 BRAEAXHHEF

9.1 Z#EXMFER
o [ IE M S AT ST R ST

e AIERMIANY 50 22 5 BT IR EOIE T R e 2k A A
AP IERM A 50 52 5 BT I FE BOIE SR #5324 S A 45
e AIERMI A 50 22 5 BT IR BOIE TR R e E
HE TS BARHEA: L B RN 24 7] F A

B HE NS IR TR E R B3R R A
EARE AL S5 TR A E LA

BN

b b

9. 2 I R
DL SO T L4 A AT A AT & 3R E 1

9.3 AR
PR AT DL B B A M sh, A E TSRS A . . SRS &
e BRI A

13701 3L 14 5T



A3k ETF2021 4E45 4 FRAFHR 45

EEERSGEEARAF
20224 1 H 24 B

#1400 3 14

N



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


