EEZnAEEDIERERIEST R R EE
2021 F5F 4 FEWRE

2021 £ 12 A 31 H

HEEEHAN: BEEZAMAESEHERAT
EEFEEN: FEBRITROERAH
WEXHEHER: 202241 H 24 H



B BRI PN BRI R B B 2021 45 4 FREIRY

§1 EERR
G BN\ (BT B ST AR 5 AR B A B A R PP s R,
Rt SL P AR B M 5 AR A RS 74T
S S FEE N BT IR A TR AL S A FIBE, T 2022 48 | A 21 BT Ak
PSR PRI A S NE, RN A AR RITR. RS EAR

i

ORI
BB H KU LLISEAE iR T JE U BN E F R B, (BAVIRIERE & —E A
FE AN BUFAMCR AR LI . BA XU, BB AR 55 PSR AT S A28 B 1 A
2R SR TR
ARt il 55 SRR A I
AAREWIE 2021 4£ 10 A 1 H&2Z 12 A 31 Hik.

i

#
[\
b=l
H
N
b=l



B BRI PN BRI R B B 2021 45 4 FREIRY

§ 2 BE&E MR

B & TRIFR B & NS B

H 4 FAY 450009

oA 450009

F&iEEr LTI
EE&EREMH 2010 4£ 11 H 23 H

7 AR 47 B B

1, 720, 333, 367. 14 f4

A B B P BT BA B e A VRN R R AT Y ep A

BB H br W52, JIRAEA Rzl KIS RT3 T, IRAG IG5
HIYIRS e HE -
AT Gl AT R TR B B K AT 4
RRAESEDRZR,  AAE L 517 HE 5 V0 Pl P o R 1 R Mt
5. fitgR BLmT TRAMEARE A fo vr (1 Rl
TRMBBT] . fEBCRR b, B fE i I E S

W S AT [ E IR AL T, B EER AR A AT LA
BRSNS, JZH IR T B RAFA S kK
PEdr . MEE B BA B i/ i B
N} RIS BTN BRSBTS 5 St TUE 1%
PR A B <7 P
AT AT BT ALIE .

A& b i R v il 700 FRERI 25 2R X 90% HARAT [RIMEAFH I 2 X 10%
NI IR R I s FLTUIMAC R K T PR 7T g

RS A 2 A5 A1 TREMESE. frMEE AT TYES, BTR
mﬂ%Wﬁﬁﬁ%E#&ﬁ%A

AN IRl =2 MR S B TR

HEFLEAN Hh L ERAT I A BR 24 7

b

H
N
b=l




B BRI PN BRI R B B 2021 45 4 FREIRY

§ 3 EEMFHEMESHERI

3.1 EEWM LR

fr: NRMIT

-l BRI

WAEHAC 2021 4FE 10 H1 H — 2021 %12 A 31 H )

L AW C g

66, 910, 564. 83

2. R IYIA

201, 871, 136. 01

3. IR 2 35 4 1y B B F 7 0.1162
4. AR FE G % P 1E 4,781, 712, 188. 45
5. WIR I 0 AUE 2.780

T

1 ER G SHR IR AU NAWEEE 5 3 e % g L CBiltn,  THeaE <5 i H L[] 3%
S8, TP B R SEB e as KT B T T

2. AW OB AR IR A G A IR SN . BB . AN O E  Se i EAR SRR ) FHERAH
KRG MR, AHIRNE S A O eI a8 A 28 e (828 il s

3.2 e #ERN

3.2.1 BE M BUPEN KR RIS R LSt bR Al R LA

NS 2853
BEBKR | REEER | WS &
B Ex " b > Wﬁi%@% O—-0® | @—®
® FHZO | kxR @

HE=NH 4. 43% 0.77% 2.45% 0. 69% 1. 98% 0. 08%

FENH -1.59% 0.93% 3. 05% 0. 90% -4. 64% 0.03%

i FE—aF 11. 33% 1. 05% 9. 46% 0. 98% 1.87% 0.07%

E=E 147. 40% 1. 18% 76. 02% 1. 25% 71. 38% -0.07%

TETF 155. 94% 1.13% 27.49% 1. 18% | 128. 45% -0. 05%
e

ifgz%%i 402. 40% 1. 46% 40. 85% 1.42% | 361.55% 0. 04%
X 7




B BRI PN BRI R B B 2021 45 4 FREIRY

3.2.2 BEEAFAENURES RiHAEHE KRS A5 RIS R R AR i R
szl ib]aasq

] BT v /s i M S 0 0 SR T R e ‘—=j| [ JUA b 235 b 5 ke o S 7 2 1) By 5B 34500
bE B

432.72%
384.64%
336.56%
288.45%
240.40%
192.32%
144.24%
96.16%
45.08%
0.00%
-48.08%

L T T e Y = « S = - S = N S L T B e SO < B S = - S '« S~ SN (S

[ T = T o IR = S v N == S ot NI = T o S Y~ B o S S o N S = S o B

| : [ \ ; \ \ T \ \ 7 | \ | \ .
L =T T . DY = - B R = T e Y~ T o B (O = « T BT = - N N T B
L~ SR = TR = TR e S = SR = S e T Y SR e SN = T == S == T = S = TR S == N
. 0 7 ; | ] [ \ : \ 7 l | 7 ; ;

(= 5 L = R T B N ' RN ' B = S = S (S = B« < S~ > B = - N == T == S

- - = = = = = = = = = = = = = o = 4 4 4

2 o8 Ooe oD a2 e | a o es o e e [} o O g

[ B R = Y B Y N = SO Y N o B o S B o NN o BN = SN o B Y B o SO B o B =]

[ ol b 0 S 65 L3R e IR e — 2 R Ml el 32 R o
T ARIEEIIESAFAE N 2010 4 11 A 23 Ho ARIEEELE 6 AN RO RN, SH%Lt
I

BITF AR ERFLIE.




B 2L R EEE R N R RS 2021 B4 4 =R
§4 BHAWE
41 ESBE (RELBBND Fi
ARSI SR | )
B4, Wp o A o

WU A A, A
22 MBA . DAL A
LT H LB, Wi
AL EBA R, E%
% NN
. BT A T
Yk, R A 25 45 TR 4T 4
Bl AFATE R, E
B ow ok B2 O e AT
4. WE WA AR .
5 P N T
B oo % N
4. @ S AR 2
1 T {1 SAmBT, [
% B 300 HEHONEIE S
CHE | 20106117 WIS . E
R mm%# 23 Fl 1o % 22 3 e AT
F AT QDIT £V
%%Kﬁ 25 A 32 1 AT
B 2 25 2% BRI B
4. M 710 26 LA R R
_— . BTG, W
e NS S [
& RE T B AW
5.5 119 G B T (R
e S WEEHG
. B, EEEAR
SIS PR A, R
sy 4@@&@@% %
S L =

ﬁ%@é% 2
2,

T

Lo Rrp “ARHRE ) A0 “BAEE 7 230 FE AR 2 = o€ i € RS AE AT H ), Horpr,

fERGZPR) “ARIRA W S

HRAXH .

o6 il 16 1t




B BRI PN BRI R B B 2021 45 4 FREIRY

2. R AEZFMOLAERR” BT EARME N 1Z 4 R TNFS BT A B e B2 SRS K Bl
AT AR R AT

4.2 BEARE A AR SBEEMTEBRAYH

WA, AL EHN RS (P N RIS EIE R A k) M IR ik
AT o 2 ropk B N BRI S R SR S A ) IHUE, ABEWSHEM. BT
JEUAE PRSP B8, AR/ A P b R Al b, NS A A AR KA i, Tt
S MBFFA ANFIZERAT N . EERRAGREHIREH ERIIE M & & FLE

4.3 AP 5T

4.3.1 AP 5 H ERIPATENR

WA IN, AFERT RS AT AT BEBTREMSIE ZH AT le. 5 SRR AT I
BB HEIAT (AT EBMIEE) M2 ] B ZER N 5 45 By AT Pl A it

4.3.2 REX 5T AKE RN

A A RS (RS SRR A (A H A58 5 B X 5 38 5 kAT
o RN AT AFAESR A & 18R AR H S RAE 5 BA 80 () 530 58 5y 8 12 S 24
HRAZ B 5% -

4.4 HREHAZE SRR RBANIBIETT

VUZERE, Wip7EimEY, QDBUER R T % 300 8%,  DUZRREHIE 700 L5k 4. 06%,
IR 300 FEEL K 2. 2%, A ARFE S Bk 4. 65%. TR, T SRS HEZ R R 46 5
WA B RR G BUR, BORESS, SAUMRRFEEEL, SRR A . NFE
[E 220 2 B RGBT I, RS, 2T BORER, Hr
AR RS EN I BRI R TE RS, WA T IR BN SRS, AMART IR 3R

VUZRfE, AEESIHRIERD, BIRGER T BRI GE G0, HESMBAELAKR, 17k
B, FEEPE SR RERME. B ST

#
~3
b=l
H
N
b=l



B BRI PN BRI R B B 2021 45 4 FREIRY

4.5 EHAESFNL SR
B 2021 £ 12 H 31 H, AREESHEGEAN 2. 780 76, ARG WM &FE Fik 4. 43%, [F3
Mg s S vE ik 2. 45%, Pk Gt LR R UE 1. 98%.

4.6 REHAZ ST ABBRE ST BERE RN
p/

#
o]
b=
H
N
b=



& = TORE M N SR BN T A A 2021 AR AR 4 EE IR
§5 BH|AESHSE
5.1 8 IR E G 4L A L
JF5 it H SEH () i B S B ERE] (%)
1| BGE s 4, 178, 395, 043. 34 86. 35
Hrp: RS 4, 178, 395, 043. 34 86. 35
2 | HAeHRE - -
3| e s Bt 317, 043, 214. 45 6. 55
Hrp: g 317,043, 214. 45 6. 55
BE 7 CHFIESF - -
4 | RERBEE - -
ST AE R - -
6 | FKNIRE LT - -
Horpre S E SR
Sy ) -
T | BATIERRG E S S E T 332, 717, 302. 39 6. 88
HAth ™= 10, 766, 647. 01 0.22
9 | &t 4, 838,922, 207. 19 100. 00
5.2 MEPRIZITW G RN KERTHE
5.2.1 MEHIRZAT D K BEARERTHE
R NES] ARHHE GE) S ﬁgfﬁwm
R R A vl - -
B | R0k - -
il Mk 2,043, 522, 681. 34 42.74
b B #T0. BR BOKAE FE RME B - -
Mk
E | &350k 11, 519. 99 0. 00
Foo| RS 180, 645. 74 0. 00
G | ZZdEizkn. g AIEELL - -
H | fEfE ok 4, 608. 00 0. 00
I 5 BEAE B RS 382, 225, 903. 74 7.99
T | &Rl 1, 269, 108, 743. 66 26. 54
K | ik 393, 545, 128. 32 8.23
L | ST S sl _ _

#
O
b=l
H
b=l




B LR E NG N I S RNIE SRR AL 4 2021 ARER 4 TR

M| BEEEBE AR RS 89, 709, 889. 47 1.88

N | KRS BREERI A L 21,351. 71 0. 00

0 | RS BEAHAD RS - -

P | #F - -

Q | BAAITAE 18, 161. 78 0.00

R | 30l RE MR 46, 409. 59 0. 00

S | %A - -
At 4,178, 395, 043. 34 87. 38

T ST WS oG B B B I B T DY NS T i /INER R S R A 2 i LA A

AN, WEREN €0.007 .

5.2.2 |ERIRIEIT IS R BHE R TR
R G AT I VS B AT B L 5 B A R

BHL

5.3 I & HIRIL A SRE G EE B #E LB KD HERF BAT+ 2 B R R B 28

e | mEmeEm | REAR | NE G | ARhE G | e i
el (%)
1 601966 Bk 8, 872, 288 324, 282, 126. 40 6. 78
2 600016 RAHT 78, 800, 000 307, 320, 000. 00 6. 43
3 000338 Ui L85 ) 15, 200, 250 271,932, 472. 50 5. 69
4 688018 RERH 1, 344, 085 255, 429, 913. 40 5.34
5 601166 PAVARAT 12, 866, 618 244, 980, 406. 72 5.12
6 600298 ZIHEEEE 3, 300, 680 199, 229, 044. 80 4.17
7 601009 AT 20,011, 727 179, 305, 073. 92 3.75
8 600383 G A 13, 497,973 175, 068, 709. 81 3. 66
9 002142 TURAT 4,397, 951 168, 353, 564. 28 3.52
10 600036 FHEHRAT 3, 285, 390 160, 031, 346. 90 3.35

5.4 MG WIRE S MR HEHFR LS

¥ i 75 b ol ARWME O iy B 4 U P IE B ) (%)
1| EEGiFF 1,733, 248. 80 0. 04
2 | JATER - -
SRl 220, 080, 000. 00 4. 60

o BURME S Rl 220, 080, 000. 00 4. 60

4 | kg - -

Al TR BT 0 - -

6 | PHIZESE - -

%10 7 dk1e 0T



B BRI PN BRI R B B 2021 45 4 FREIRY

7| Al (TR R 95, 229, 965. 65 1.99

[l A7 B - -
9 | HAth - -
10 | Ait 317,043, 214. 45 6. 63

5.5 & HIRIL A SMME 5 F & B 13E L B D HERR AT 14 R 57 B R B 28

| BRI | BEeR | HE GO | ARBE G E%ﬁﬁ(z i
1 210201 | 21 [EJF 01 1, 400, 000 140, 042, 000. 00 2.93
2 190202 | 19 EJF 02 600, 000 60, 024, 000. 00 1.26
3 113050 | FEfR¥Lf 399, 840 47, 309, 068. 80 0.99
4 110059 | JHR¥A: 390, 000 41, 203, 500. 00 0. 86
5 210206 | 21 [EIT 06 200, 000 20, 014, 000. 00 0. 42

5.6 & HIRIL A RME G FE ST 1#E LB K HERR BRI 48 B SRR 33
|
ARSI AR AR RFAT B 7 SR IE S

5.7 I & HIRIL A RE G E ST #E B RN HEF FAT 14 5 & IR W14
RIEHREE AR, AR AT TiE

5.8 & HIRIL A SMME 5 EE B 13#E ELBI R DHERR AT L2 BUE 3R B 28
AT AR AR STF A BULE.

5.9 |EMREZ ST R RIBIA R Z 1B O HHA
RYEREE AR, AFES ARG BRI

5.10 & WIRAE S B K B 5 1% 0l i 3
MRS AR, ARRESARBEEGIT.

oo HE1e mt



B BRI PN BRI R B B 2021 45 4 FREIRY

5.11 BR A SR EME
5.11. 1 AR S AR HRIESFF, LREHARAT ERPRERILRFAE
K, BERSHFE A —ENZIER S IR BT AT R LT RIESS.

5.11. 2 AR EHRMM HRKEF, BERETEHES SR E FEREEZH
I EE -

5.11.3 HALB =,

5 ey s o)

F
d

FHARES 619, 623. 40

JSIUSCHIE S35 SR -

YR -

NS 5, 436, 690. 77

SO IAEN 4,710, 332. 84

S UIVLNE N -

HoAth -

RO | N[ || |W|DD |

& 10, 766, 647. 01

5.11.4 & HIRFFA B4 T 3 B30 B9 T e Be it 27 W A

HERF !
e | ek % 47 ARhE GB) | D (f{fﬁm
1 113050 AR 47, 309, 068. 80 0.99
2 110059 T R 15t 41, 203, 500. 00 0. 86

5.11.5 & HIRAT + 2R A ETIEZ RO B
ARSI AR IR AT+ 42 R A AR TTE 2 R DL

12 1 dk16




B BRI PN BRI R B B 2021 45 4 FREIRY

§ 6 FIRAEEHHES)

LR DANE

07 S5 < B A

1,745, 124, 109. 07

0 ST 1] e <5 5 HR DM 73 4

314, 072, 583. 60

0 - e 75 S 30017 5 < B [ 47 200

338, 863, 325. 53

H I S A BB YR By > Bl
5D

T IR B < B A

1, 720, 333, 367. 14

% 13 0 k16

7




B BRI PN BRI R B B 2021 45 4 FREIRY

§7 ReFEANZHEGREREAREHN

71 B&EERAFHARES IR HEIL

AR I ARAT 2 B S I R e BB A R 78 B2 e 1R Ol

72 RS EHRANCGHETRERR ARSI 5 HAH
AR I ARAT 2 B S A R e BB A A 7 8 B2 e 1 Ol

14 1 L6



B BRI PN BRI R B B 2021 45 4 FREIRY

§8 MHMBRERRNEMERRFR

8.1 UM R & PRI M EEF R

Fe GBI T RMUBRUBCEA AL SUIESR 22 5 e, 2 s AR L st IESR 52 5 B L
TSR T R DL SE S O 55 22 S i R AR AT RS, AR (EANER T2 "B XS . R
BRSBTS B AN AR N E KU SRR AT R R BUER
Br4te o BT MR AR AL BT SRS 5 E T I AR A, B BERE AR R B B R TR BIROBCE . b
RS 5 P IBER B AV 3L & B 50 T RHUBUREER . AERGIER A 5 s, 2B IRk
RBEE TR EE . LSS58 5 I

%15 7 3k 1e

=



B BRI PN BRI R B B 2021 45 4 FREIRY

§9 BEXHAXR

9.1 H#AEMFER

Lo op R S 2 A v o 22 e AR i v /N S Y
2+ CF IO E N BRI B S
3. (EZTUME N SR RNE S R B <
4y CE 2SO E N SR RNIE S R B e <
5. ENIE M 2 BRI H A SO

SRR SRR 08 B B S K S
I

9.2 FFJiHh &
FEFH AN SIEE NS E TR LA M S, www. ftsfund. com.

9.3 R X

1, BB R GITH N RGPS G NP R B &, Il 2 A 2R SEE BN
.

2. BEIEEE T A %G www, ftsfund. com 2.

EHEE 2N EEEEARAF
20224 1 H 24 H

% 16 7 dk16 0T



