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301072 HrddEAE T 2021 4E 9 H 22 H|2022 43 A 29 H e 7.46] 33.41 181 1, 350. 26 6, 047. 21
300814 | W E FEIK 12021 4F 8 H 4 H[2022 4 2 A 14 H B BiE| 8. 40] 23.88 241 2, 024. 40 5, 755. 08
300854 | IR 12021 £ 9 H 8 H|2022 3 A 16 H FEEl 9.96| 27.29 203 2,021.88 5, 539. 87
301063 | HEEA B4y (2021 4F 9 H 9 H|2022 4E 3 H 24 H BrcEisE| 17. 40( 36. 11 153 2, 662. 20 5,524. 83
301081 | R4 [2021 £E 10 A 13 H|2022 4 4 H 20 H HBE| 12. 95 17. 44 306 3,962. 70 5, 336. 64
301108 | yEHEM A3 [2021 4 11 A 25 H|2022 46 H 6 H BB E| 57. 27| 53. 71 98 5,612. 46 5, 263. 58
301049 | HHERAH (2021 428 H 17 H|2022 -2 H 24 H HCEE| 19. 34) 32.92 159 3, 075. 06 5,234. 28
301059 | 4 —IL (202149 H 3 H|2022 3 A 14 H HBEl 8.09] 19. 30 259 2, 095. 31 4, 998. 70
301091 | VRYEAZ |2021 4 10 F 20 H{2022 4 4 F 29 H HrcEisE| 36.50( 31. 31 158 5, 767. 00 4,946. 98
301073 | B S5 [2021 4 9 [ 22 H|2022 4 3 F 30 A FCEE| 12, 24] 32.00 144 1, 762. 56 4, 608. 00
301053 | iz {5 Tolk {2021 8 H 25 H|2022 23 H 1 H BBl 11. 87| 28.78 155 1, 839. 85 4, 460. 90
301057 | JI-FE#T44 (2021 4 8 H 31 H|2022 3 H 9 H FEEl 8. 03[ 19.02 218 1, 750. 54 4, 146. 36
301093 | 2% B4y (2021 4 10 F 21 H|2022 %5 A 5 H FrCEE| 58. 08 49. 85 82 4, 762. 56 4, 087.70
301092 | £+ [2021 4 10 H 21 H|2022 45 H 5 H HrcEisE| 36. 31| 35. 52 106 3, 848. 86 3, 765. 12
301079 | ABBHWE T [2021 4£ 10 A 11 H|2022 44 H 19 H HRUE| 11,92 24. 82 140 1, 668. 80 3, 474. 80
301088 | FH 3B fy |2021 4E 10 H 19 H|2022 4 4 H 28 H HEE| 33. 16| 24. 67 137 4,542. 92 3,379.79
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7.4.13.4.1.1 FIZR R K i
wpz: NRMt
AR
1 4L 1-5 54ELD S E 5
2021 % 12 A 31 H FEPAW 22 FEPLE At Z00F
e
AT 80, 841, 306. 35 - - 80, 841, 306. 35
LR R A 4 1, 641, 650. 33 - - 1,641, 650. 33
1 HARIES 108, 568. 67 - - 108, 568. 67
55 B 4 B P - -707, 074, 859. 62707, 074, 859. 62
SR - - 7,911.03 7,911.03
S Y& EE ) 24, 998, 998. 5() - 10, 392, 381. 52| 35, 391, 380. 02
Hre Rt 107, 590, 523. 85 717, 475, 152. 17825, 065, 676. 02
A5t
MATIEFFIE H 2K - - 31, 867, 030. 22| 31, 867, 030. 22
AT TBE [A] 2% - - 2,773,171.65 2,773,171.65
MAHE BN FR M - - 846, 051. 19 846, 051. 19
MNATEE % - - 141, 008. 51 141, 008. 51
NATAE 5 3% - - 794, 719. 43 794, 719. 43
HoAth A7 £57 = - 182, 000. 37 182, 000. 37,
UikiigsSan - - 36, 603, 981. 37 36, 603, 981. 37
FIZRGURESR T 107, 590, 523. 85 -1680, 871, 170. 80788, 461, 694. 65
LEER
1 &L 1-5 5 4EL Nap= A3
2020 % 12 A 31 B FELAN 4 FELLE it S
IR 7
Uy
AT 14, 691, 580. 26 - - 14, 691, 580. 26
EE AT 4 2, 585, 303. 87 - - 2,585, 303. 87
FHARIES 143, 557. 03 - - 143, 557. 03
T o a g re - -1200, 708, 166. 922200, 708, 166. 92
MRS - - 3, 344. 78 3, 344. 78
IR R D 3K ~ - 71,712. 82 71, 712. 82
wre Rt 17, 420, 441. 16 -1200, 783, 224. 52218, 203, 665. 68
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NEASHIE 25797 K - - - 236,666.51 236, 666.51
A IR [ - - - 535,111.11  535,111.11

I ASHE FE NSRRI - - - 252,137.36 252, 137. 36
AT B - - - 42, 022. 88 42, 022. 88
IATAE 5 B - - - 1,267,886. 11 1,267,886.11
NV AZ Fii B - - - 0. 07 0.07
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FEfE, FE VaR (Value at Risk) ARSI A I S I AOTESAE AR XU, % g T i b o XU ik

AT EREF RIS
7.4.13.4.3.1 HABYHE R ML T
SiRs: NRmoT
IR FEER
2021 % 12 A 31 H 2020 £ 12 A 31 H
T H HEE R i B 4
ARME FEEHE L ARME FEEHE
Bl (%) Bl (%)
Ty 1 4 R - T SR AR BT 707, 074, 859. 62 89. 68 200, 708, 166. 92 93. 05
A Gy M Rl e — B R T - - - -
G A T T — R AR - - - -
G A R P — T A SR AR - - - -
1T HE 4 i 0% 7 — BUIE 4% B - - - -
HAth - - - -
At 707, 074, 859. 62 89. 68 200, 708, 166. 92 93. 05
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TH—EIRIAREN 703, 814, 974. 13 Jt, J& T35 ZEIKIREA 3, 259, 885.49 Jt, LldTH=
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P |HE - -
Q | DAL TAE 18,161. 78 0. 00
R Pl R E MR 29, 491. 80| 0. 00
S |ZiE - -

At 707, 074, 859. 62 89. 68

8.2.2 EWIRET W KRB BER BN ERRAE

AEE AR IR AR R A IR B
8.3 HIRIE A AME G E ST HEEI RN TE RE R E W4
SR NRTTT

FE | IR | WA | MR O AR SR o
Eefs (%)
1 603688 | f gL py 879, 300 55, 492, 623. 00 7.04
2 002453 | MR 3, 036, 000 55, 073, 040. 00 6.98
3 688188 | FIFEH T 132, 401 51, 035, 289. 46 6. 47
4 002812 | REERA: 160, 000 40, 064, 000. 00 5.08
5 002821 FETE 85, 000 36, 975, 000. 00 4. 69
6 603259 | 241 270, 000 32, 016, 600. 00 4.06
7 600884 | ALy 970, 100 31, 790, 177. 00 4.03
8 300850 Hromk 176, 900 31, 578, 419. 00 4.01
9 688551 BhHEUR 539, 068 31, 206, 646. 52 3. 96
10 300750 | THERAR 52, 000 30, 576, 000. 00 3. 88
11 603667 | HINHFIH 1,521, 700 26, 492, 797. 00 3.36
12 688388 | I CRHE 208, 762 26, 210, 069. 10 3.32
13 603456 | JLiHZilk 440, 000 24, 754, 400. 00 3.14
14 600110 | WHEEBHy 1, 550, 000 24, 722, 500. 00 3.14
15 603396 | & JRBH 185, 500 22, 816, 500. 00 2. 89
16 002459 | AHEEHY 200, 000 18, 540, 000. 00 2.35
17 600416 | HIFE 1 800, 000 17,512, 000. 00 2.22
18 603606 | ZRJ7HL4G 300, 000 15, 348, 000. 00 1.95
19 688518 | IEmHOL 300, 000 14, 781, 000. 00 1. 87
20 300379  yapliil 500, 000 14, 765, 000. 00 1.87
21 601689 | LA 270, 000 14, 310, 000. 00 1.81
22 300450 | o' EE 150, 000 11, 155, 500. 00 1.41
23 603179 | HrEmi 239, 245 10, 354, 523. 60 1.31
24 603985 | fEIE B MY 150, 000 8, 013, 000. 00 1.02
25 603986 | JK 5t 45, 000 7,913, 250. 00 1. 00
26 688599 | KEJERE 100, 000 7, 890, 000. 00 1. 00
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27 300769 | fET7HK 16, 000 7, 858, 560. 00 1. 00
28 688499 il 24, 000 7,032, 000. 00 0. 89
29 605117 | fEMV I Hy 24, 943 6, 829, 143. 97 0. 87
30 603501 | F/RMEA 20, 000 6, 215, 400. 00 0.79
31 603657 | FHEHE 200, 000 5, 208, 000. 00 0. 66
32 601222 | MRPERENE 400, 000 4, 852, 000. 00 0. 62
33 301096 | HIEEZ 50, 129 4, 305, 630. 37 0.55
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56 605319 | TLHHIRE 764 12, 957. 44 0. 00
57 301138 | HEHFRSHL 285 12, 785. 10 0. 00
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4 002453 HRH 49, 457, 786. 60 22.93
5 603259 2 el 48, 424, 029. 92 22. 45
6 688388 I %57 46, 157, 116. 97 21. 40
7 002812 R A7 43, 448, 764. 28 20. 14
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15 603396 &R 32, 654, 647. 27 15. 14
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43 600760 ERIRY A 13,191, 744. 76 6. 12
44 600089 R LT 13, 154, 386. 00 6. 10
45 002192 RLTE A 13, 150, 863. 80 6. 10
46 688363 HERR A=) 13, 137, 541. 61 6. 09
47 603185 LR 12, 934, 266. 00 6. 00
48 688186 PN 12, 444, 914. 17 5.77
49 300803 =1k 12, 199, 049. 00 5. 66
50 600416 I Ly 11, 908, 762. 00 5. 52
51 002460 =2 11, 595, 680. 00 5. 38
52 301047 SR A 11, 075, 617. 00 5.14
53 600519 SINFEE 11, 059, 080. 00 5.13
54 600893 WK sh 1 10, 452, 716. 90 4. 85
55 000858 TR 9, 965, 015. 00 4. 62
56 002756 TKIHT R 9, 896, 884. 00 4.59
57 300142 RERA 9,813, 926. 76 4.55
58 603179 B A 9, 740, 784. 07 4.52
59 601888 Hh [ A 9, 698, 127. 00 4. 50
60 002601 WAEESE 9, 652, 081. 35 4. 48
61 300363 T8I Iy 9, 434, 438. 00 4.37
62 688617 HREST 9, 235, 434. 35 4.28
63 600754 ARG 9,011, 241.00 4.18
64 300382 LIP3 8, 967, 782. 00 4.16
65 002540 TERFHE 8, 957, 109. 00 4.15
66 688005 HHEBHL 8, 838, 287. 06 4.10
67 002897 BAER A 8, 791, 693. 80 4. 08
68 603986 Ik 7 G 8, 377, 796. 00 3.88
69 603659 BEZRK 7,998, 491. 00 3.71
70 600438 G Ay 7,742, 286. 49 3.59
71 600258 TR 7,530, 381. 00 3.49
72 000818 s A 7,355, 851. 84 3.41
73 300454 RAE MR 7,157, 462. 00 3.32
74 600460 + 2454 7,086, 156. 80 3.29
75 000725 WARTT A 7,050, 000. 00 3.27

% 50 U1 4t 65

=




T DAE IR A 2021 SRR
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78 688499 FoeF 6, 693, 549. 16 3.10
79 000009 Hh [ 2 6, 654, 511. 00 3.09
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112 688017 IR 4,451, 186. 48 2.06
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22 600893 V&SI pA] 16, 729, 997. 00 7.76
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26 600089 FEARHL T 15, 600, 005. 36 7.23
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27 002176 VLR R 15, 174, 701. 00 7.04
28 002407 EZ T EA 13, 999, 042. 00 6. 49
29 600519 SINFE 13, 990, 881. 00 6. 49
30 002027 GawAN s 13, 927, 080. 00 6. 46
31 000155 JEesh 1 13, 828, 753. 02 6. 41
32 603501 TRt 13, 049, 428. 96 6. 05
33 688363 HEERAY) 13, 005, 634. 11 6. 03
34 002192 Rl fi 1 12, 934, 892. 80 6. 00
35 300803 far 12,517, 617.00 5. 80
36 603185 LA 11,991, 139. 20 5. 56
37 300769 77 4K 11, 986, 346. 00 5. 56
38 002459 AR 11, 684, 526. 00 5. 42
39 688186 PN 11, 447, 460. 25 5.31
40 300363 T Iy 10, 859, 022. 00 5.03
41 688111 EAlIDSYN 10, 659, 367. 08 4.94
42 300142 KRR 10, 512, 877. 00 4.87
43 301047 SR AN 10, 166, 712. 06 4.71
44 688005 HHRHE 10, 054, 172. 59 4. 66
45 002756 TRIEH R} 10, 047, 515. 00 4. 66
46 688617 BREST 10, 020, 538. 90 4.65
47 300450 S R Re 9, 898, 693. 60 4.59
48 002601 YRR 9,713,917.37 4.50
49 601888 SRE ) 9, 490, 156. 70 4. 40
50 600754 L NRTLAS 9, 399, 157. 60 4.36
51 300382 LI 37 9,237, 341. 98 4. 28
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53 600276 JE Fii % 24 8,997, 943. 35 4. 17
54 000858 TR 8,796, 111.00 4. 08
55 603667 EIRAFS eSS 8,791, 768. 86 4. 08
56 603659 BETRK 8, 776, 271. 00 4.07
57 300613 & 8, 688, 832. 00 4.03
58 603982 SRR A 8, 659, 813. 00 4.01
59 000818 LIRGEEE 553 8, 623, 701. 00 4.00
60 002540 TR FH 8, 563, 609. 00 3.97
61 600884 A2 i 8, 320, 760. 80 3.86
62 300671 B 8,297, 792. 80 3.85
63 603985 EE 3 8, 275, 715. 00 3.84
64 002897 EAER A 8, 013, 495. 62 3. 72
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65 603396 & R 7,819, 525. 00 3.63
66 600258 R 7,817, 103. 48 3. 62
67 300433 AR 7,782, 329. 52 3.61
68 600460 + 2450 7,707, 371.00 3.57
69 000725 AT A 7, 334, 900. 00 3. 40
70 300454 RAE MR 6, 949, 253. 00 3.22
71 688339 (RS 6, 900, 532. 94 3.20
72 688122 [iigigERss 6, 782, 188. 98 3. 14
73 002335 BHEHHRE 6, 761, 337. 40 3.13
74 002414 (S AR 6, 559, 477. 06 3. 04
75 688598 cailivahis 6, 533, 502. 62 3.03
76 600392 BRI JR 6, 453, 206. 87 2. 99
77 600031 =—®T 6, 385, 695. 83 2.96
78 601778 mi R 6, 267, 401. 48 2.91
79 002821 Y3 HE 6, 154, 074. 50 2. 85
80 688202 5t 7 6, 066, 548. 98 2.81
81 300073 HFHRH 5, 904, 599. 00 2.74
82 300059 KT E 5,721, 703. 00 2.65
83 600887 allivgiy 5, 645, 529. 00 2. 62
84 300496 HRHaIA 5, 596, 639. 00 2.59
85 688088 LI &K 5, 585, 846. 18 2.59
86 300031 FIERHE 5, 585, 419. 00 2.59
87 300223 JbRE Ik 5, 556, 172. 00 2.58
88 300896 TEX 5, 555, 752. 00 2.58
89 000009 W % 5, 449, 349. 65 2.53
90 300035 RS, 5,219, 133. 00 2. 42
91 002240 BT RE 5,211, 155. 00 2.42
92 002759 FNGNi&h) 5, 159, 497. 00 2.39
93 601908 pseyiiil 5,143, 391. 00 2.38
94 002453 B 5,100, 333. 20 2.36
95 002533 SMET 4,987, 438. 00 2.31
96 603799 R A 4, 954, 144. 00 2.30
97 600765 T E AL 4, 925, 681. 00 2.28
98 603517 “aR B 4,924, 665. 00 2.28
99 600111 77+ 4,827, 745. 00 2.24
100 600536 Hp [ A 4,821, 839. 10 2. 24
101 002138 Jii e HLf- 4, 750, 109. 60 2. 20
102 300477 HEHPRHL 4,636, 441. 00 2.15
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