s PRIEHIE 800 A tudR HUMIE - Bt sk & (LOF) 2022 55 2 TR

FE PR HE 800 A A BBLIESH R E S (LOF)
2022 55 2 FEWE

2022 £ 06 A 30 H

HEEHEAN: PERBELSEEFRAA
EEEEBAN: YEBRITROAERAF
WEXHHME: 2022407 H20 H



s PRIEHIE 800 A tudR HUMIE - Bt sk & (LOF) 2022 55 2 TR

§1 EEERR

FEG AN 2 o BRI TR AR R R % SRR B IR, R H A
BRI A R e B AR A ) B AT

FefEE N ERAT R A IR A FRE AR & FAE, T 2022 £ 07 H 19 HE X 1 AR iy
bR AERIABE A S IREFEANE, RIEERNBEAAEERICE. =S VEME e .

RGN R LLSEAE . B 51 i SR A BRAE I RE  8 7, (EANRIERE & — 2 BF)
FE AN SOFACRHAKER I BB KL, B LA 5T O SRS A48 ] 1 A < R
FEULHI.

AR I 55 BORER Z T

AR AE 2022 4E 04 H 01 Hi2 % 2022 4F 06 A 30 H k.

§ 2 HET= RN

2.1 BEFERIFNR
L& TRIFR {35 (R THE 800 A g%k (LOF)
A TR A LOF
e AL 165520
FeiafE i LTIFF A
EE&ERAEMH 2021 4£ 01 H 01 H
5 AR JE 4 3 0L 0 1,112, 325, 197. 87 4
REE G AT R R ACTR B BT, i P AR A BRI 4R BT A
5 Hw FRLY R, SEPLA HIE 800 A (44 IR TR R A R, AT 2

F— MR TR

AT G IR N _ER A e e E AR IR ER TR A, BB b AR A A
B A CEAAEEIE) B A E M R B A S
FFRRAE bR AR RO e S AL (AR BEAT AL A, 040 R
R G 2t 2 5 b S b o 2 1) 1 340 R B 25 52 14
BB MG HaXHEA KL 0. 35%, FFREFRZE AT 4%,

BRAERFRTE DL CUIRSA BRI R it A A AR AR B L Ry
A - B s AR e A AT N T E)
PEAN AR, BRI 3 < AR P U A0 G [ 458 0 4 < R A ) 418 K
IR AT REAt REZ M, SR ENE AR 185 S Hoh 5 ) 5 2

2




FRAE ORI IE 800 A (g BUMNIESR % 3 4 (LOF) 2022 58 2 FJF kG

ToVEA R FIER AR 0 Fa ), RSB BT LI R B A &
BT I AR AR, SR BERERER R %

B B B R AV EEAT b, IR BB PR R A
IS B T RE R & B R TR E A B B NE I BUR 35
M A 1 AR AL 1 -

(1) AT B4 #2005 P AUB SR A T S AR LU S
I ThR B RS B A O B AU A e I 5

() AHRVER G : TR 0E R rh % i 32 S AR H i
1A 5% 28 B 10 -5 A AT SR A S P A vy 14 M S 2L A A
Ao, VA 5P AU FCGEE R Fr 1 AH 2 R8sk
MR B AR, RAFA G AR IR, JA B AR
S EHA S BRI, DI E BB R A hiA B4
BT AR AT S AR IS I DB B AR AR AU B 2 ) Jit
W, PLEHORE DY H B, XS PTIERIRTR T, ARG R R,
S 5BHRIII ST, VS BB A A I RS S, das A
SRR BEAh, ASIE G iz T AR I TR by
RGOS A R RS AT A R B B, an Uy st
VEsEIEl KRy LA, LR DS H A iR A 3 B AT RR B
PR IR A RS o

S E KR LB W TS ) RGBT 1 BN L, SRS SE (1
(CEENANIw: ' EizE S giE P aAatE i = SUPCIT K pUR e R s
Ty ] RE $5 5% phe SRR A DX 25 1) S5 1 B2 O AR EE S ot
B, e NIRRT 2 AR
XA, AR AEIRAWT T AR b, il e
Vet R HTEETT I, TR N A AL SRR B AR o

b 45 bl A F v 95% X HHHIE 800 A €44 J& 8 5l 25 2 + 5% X G i [F] b A7 3 R 2

S S ARFEL N IRER AR B SR A I 4, LT XU A LA A 25 v
RmTnESE. USSR GIES.

AL UN H 5 RIS S B A PR A A

EEFEN Hh BV ERAT A A PR ]

BNEFE & S AR Al

HA5 DR PIE 800 A7t diE i | TPE ORI PR 800 A7 R AL

(LOF) A (LOF) C
)@ 43 N TR A LOF -
@ a3 A IR G ARES 165520 013081

T AT & 0 0 e 1 4 A0S A

1,014, 243, 540. 93 11 98, 081, 656. 94 13

§ 3 EEMSHEIAMESFERI

3.1 XEM &R




FRAE ORI IE 800 A (g BUMNIESR % 3 4 (LOF) 2022 58 2 FJF kG

Bh: ARMJT
AW (2022 4 04 H 01 H-2022 4 06 7 30 H)
L2 55 f bw P RIKPHIE 800 4 EL R H | S (R bl 800 5 tadk
(LOF) A ¥ (LOF) C
L AHA L SeE i as -17, 159, 669. 49 -1, 167, 656. 54
2. A HFNE 87, 895, 086. 06 3, 255, 515. 48
3. IR 25355 4 3 BUAS S R 0. 0830 0. 0481
4. IR I & 0 1 1,804, 413, 675. 94 173, 943, 307. 87
5. JAARFE A B 1. 7791 1.7735

e 1 BRI SHRIR AU A AW BT 5 5 & & W2, T3 R Sebiicat KT ZAR T i

7k o

2. AWICSI a fE R S AR . BB AR CINE A Se i EAZ sl at) R 5% 2 F AN

{5 A A IR KA, AR DAY 2 s Bl e in_EA A 2 Se (B AR 2o

3.2 & HEEIN

3.2.1 ARG S MU E N KR KIS R NL S B A 25 2R ) LR

HRAZ R 800 B G 4a% (LOF) A

b G b A e
KR | EEKR | gt |
BB R e | HEREERR | 0@ | @@
® FRUEZE®D VA ERELE)) -
i E=AA 5. 37% 2. 46% 4. 88% 2. 48% 0. 49% ~0. 02%
it EAAA -0. 59% 2. 18% -0. 93% 2.19% 0. 34% -0.01%
it F—4E 17. 90% 2.21% 15. 43% 2. 24% 2. 47% -0. 03%
H R4 A [A) AR 2k
- g;/\ g 37. 17% 2. 30% 31.07% 2.34% | 6.10% |  -0.04%
4
e SR IE 800 A 5% (LOF) C
b G b A e
WHEBKR | pENK R | gtk |
B i wr e | EREEE | 0@ | @@
® FRUEZE®D VA ERELE)) 2@
HE=ANH 5. 27% 2. 46% 4. 88% 2. 48% 0. 39% -0. 02%
TEANMNH -0. 79% 2. 18% -0. 93% 2. 19% 0. 14% -0.01%
H HE 4 A [A) A Rk
- g%/\ s -13. 21% 2.12% ~13. 04% 2.14% | —0.17% 0. 02%
45

3.2.2 BESEFAERUKRES RIHMER KR LI5S RN S LR #E i o 222 F) )

HEER




RS R R4 (LOF) 2022 4248 2 BREFRAS

1=}
H

{3 HRAIE 800 g%

=3
=]

1

LR HAIE 800 A5 (A48 %L (LOF) A

=
=]

He

| — ismEmo0se il (D 4 — LHTESEELE |

— 2022 08,30
~ E022/08,/01
- 2022 05/03
- 2022 f04,/04
- 2022,/03,/08
~ E022/02,/03
~ 2022/01,/07
- 2021/12/09
- 202111410
- 202110012
- 2021,/09/13
~ 2021/058/15
- 202107417
- 2021 f0B/18
- 2021/05/21
- 2021 f04/23
- 2021f03/26
- 2021,/02/28
- 2021,/01/23

2021401501

g0, 00%

B0, 00%

40. 00%

20.00%

¥ (LOF) C

AR HHIE 800 A s

=
=i

e

| — ismEmo0se il (P € — LHTEHSEELE |

— 2022 /06,30
- 2022 06/13
- 2022 f05/27
- 2022,/05/10
- 2022/04,/23
- 2022/04,/07
- 20220322
- 2022 f03,/08
- 2022f02/18
- 2022,/02/02
- 2022 0117
- 202201,/
- 2021712116
- 2021/11,/30
- 2021711/14
- 202110/29
- 202110413
- Z021,/09/27

- 2021/03/11

Z0.00%

10, 00%

=10, 00%

—20. 0%

=30, 00% —

=40, 00%

2021/05/26

§4 BEARE

4.1 RELE (RESZE/NA) i

!

EFF A

FEAS T G (5 G 22 BRI IR

[u}
7\

w4




FRAE ORI IE 800 A (g BUMNIESR % 3 4 (LOF) 2022 58 2 FJF kG

FEHR H 3]

AT H

AP AFERR

A S

2019 4 09
H 04 H

10

WEME L, B
W AT HR T v [ [ By 42
AIRAF, EEE
M, TP
EFARITEAR,
B 43, 2015 4F 6
H IS IR 4
HARAR, JifE4mm
TR, Fe P BhEE
BT S PR HIE 500
EE R QIR A
(LOF). {5 Bl rhiE e g
TREAREURAIE S5 5 3
% (LOF). "Rk
iE 800 BEZjFaEALIES
B E4E (LOF). H1iE
R FE 800 A i FE %L
REFF B R4 (LOF),
HE GRS E TMT 7=k
TR BRI I3 45 5
& (LOF). E LW
S B2 e BUAE 5
B E4E (LOF). HiiE
PRI IR RE 5 fR %
RUE R4 (LOF)
ML LH,

T 1 ERERE ], B H IR A e A S R (AT S H IR

2. MEFF M & SCRMATIE 2 GIEZRA ML R BERE E B INED HIARIE

4.2 HE ARG A S E B /E - TEH KU A

FEAAR I, AT G BN RAZ IR GEFR R BE i) AR AR SSE AR HEE LU (P fE Ok
WHPIE 800 A (U FR B UE SR BB HE B (LOF) G 5 7)) (R A& DRI P IE 800 A (4 Fi U IE 5 #5055 25 46 (LOF)
HEUIAE) WLE, AFEWMSAEH S BRI S A e 7 . ARS8 BT AN 58 3%
T NIEBEE R R0 PN s R, o o B B, R it . AR I, B fE Ak e, WA R A

IR B AR 2 AT N




FRAE ORI IE 800 A (g BUMNIESR % 3 4 (LOF) 2022 58 2 FJF kG

4.3 ARG E R

4.3.1 AP 5 EKIHATIEDR

R P I AT ) QIEZF BRI B A R AP S 6 TR TR |, R AFRUER) (fEd
SN TG EBBIEL) |, AFRE T — RIIMATE LRI LA T AL 5 E B B TER . BARTIER TS
AT PP % ] LA, BT U S AN 58 W U AN B R, B IR IR S A A T IR B SR
B2z, E L AT A 5 WM L3RBT 52 5y A1 N AZ S AT [ e, A RIMEAE RS 5 RGN T AR Y
L E AR ], ORI e — . R [/ RS 5 S I 1 5 24 ) [N AS W 58 38 AN St 221
LG RS, FE SR LD T ™R AT A%, Pl LR 515 S o A m AR 1A S il
PATTEOL RAF, RAKDATHT 2T 5 R DL

4.32 REZHATAKIE T

AN, R & 5L ER A G WA 1 G FBA AT 5 A g R w5 . id
WA, RIS 55 At st Al B S R385 i I A8 5y Bl I iZAIE 27 24 H AR 5%I3E 5
G R TR R -

4. 4 |REHAAZES B H RSB IED

[ 2022 4F — 2=, WEANEIKARSEZETE . BRI S INR,  Tint T 38 E 2 U R i E AL AN
67t EATTIH, 3 HULREGE KR, 4 H2&5EdEESS, 5. 6 HEERIZHIRIE, EHNEHFHIKE:
UK E, 5 4EH] LPR M2 15bp BT 0, B RS ER S 4E RS 5E AR

WA HIN, AT ek, WiniEE 4 A MR AR R0 AR . EUESRE LK 4. 50%, I
B 300 £k 6. 21%, HIE 500 Fik 2. 04%, GIMEAREE LK 5. 68%. Hr, (R4 EAMUCE BTIRAEEEATL
BRIEJE T, TR VAT R I .

AL PR BRI FEHCA TPIE 800 A (a4 SRR HL. SR, AT R EE e R MR v g, R
U b 42 FE P 8 B RS A3 R 2L P B AL B A S R S W 2L, SR AR PR B AR . AR B S FL M
PR H R Em, AT OL B B AR S B A S O AR Sk, A R B R R 2

AT il 2 5 0 R R I LA R e et

4.5 MEHNESKNL SR



s BRI IE 800 £ g H

NEAH %4 (LOF) 2022 fF5 2 =Rk

AAREIIAN, S RIHIIE 800 A (4484 (LOF) A R EAHE IS K2y 5. 37%, [F LGt L AR HEIR 28

oK 4. 88%;

4. 88%.

4.6 ME AR ERTFH ANBBREEH = ETRE R

AN, AT SR L IE
[EPNAINN Y

5. 1 MEMIREEF~HEHNR

§5 MEAGHE

HRAE ORI R AE 800 B B4R EL (LOF) C 4 AifEIGK RN 5. 27%, [FIHL S b i vl 25 R

22 20 LA H 3G B EIR T T 7570 GE e AREa AN BCR AN —

i H

EH (o)

o 2

BHIELB ()

(S S a7

1,864, 413, 476. 08

93. 43

o

X7J<

1,864, 413, 476. 08

93. 43

2 PREEHRE

3 | e

o 5

B SCRFIESF

B BB

S RIATAE R

H B

TN IR Gk v e

b KR IR i SR AR

Rl B

T ERATESNE RS G T

109, 672, 556. 55

5. 50

A 55

21, 525, 324. 45

1. 08

it

1,995, 611, 357. 08

100. 00

e ARESARE RS 5 EE

Ebl A 12. 39%.

5.2 MEHIRIEIT W RIBREREAS

5.2.1 |MEHIRIBERF T LI ROFEABRERRAES

WFZ5 HAE L 55 HUAEIE 25 0 2N oAl R 245, 091, 278. 00 G, 5 & 72 ¥E

g 1725 ARME GO i B E TE AHE ] o)
AR Bk AL DI i _
B [RAME 552, 871, 536. 23 27.95
C |l 1,289, 317, 754. 04 65. 17




HES R IE 800 A BB AU S 3% BT 5k 4 (LOF) 2022 58 2 RS

D WAy, BTy R ROKA PR A RO - -
E [yl - -
Fo RS - -
G plilizhn. iEFEEEL - -
H o [fE1E ok - -
I 58 =5 BAAE BRIk - -
N4 - -
K |k - -
L |[FEGTRIRE % Rk - -
IFER= 2 T s N | 4 - -
N KR FREEFN A LBt - -
0 |[fERMRSS . B H A RS - -
P |HBE - -
Q | DAAGESTAE - -
R34k ARE RIS - -
S |ma 21,490, 217. 42 1. 09

ait 1,863, 679, 507. 69 94. 20

5.2.2 |EHIRBRBE LT LA RAFNREREAS

(]

eS|

~feE Go) RGBT HE L o)

=

A MR B,

KBk

il il

542, 752. 94 0. 03

HLAg 3T ORI R

S|4

R A Z

21,401. 16 0.00

ALEIS . A REAHEEOL

AAE R Ol

F R AR AR RS

87, 457. 86 0.00

bl

L=l

AL GR35 Ak 55l

19, 959. 78 0.00

BEABETEAEANR 55k

46, 162. 51 0. 00

KA PR FEBO0E B

JERARSS  ASFA I A AR S5

A

O|lYv|IolZz2|I=|ImlH9H|lm|@e@OD)@m | OO |

PAFH2 T A

16, 234. 14 0.00




s PRIEHIE 800 A tudR HUMIE - Bt sk & (LOF) 2022 55 2 TR

R pCtb RE AR - _

27
S |4E = -

&1t 733, 968. 39 0.04

5.2.3 MEFREATU T ROBEBEREBRERRA S
AT AR AR AR T BB S B ER

5. 3 MEIRE A RHHE G H S H ™ 1#E AR/ HEF R RE R E 914
5.3.1 |WEHIRIGEBFE A FOME o5 2 & B $+E BB RN F BOAT -+ 2 B S R AA

e | R JiE SR A4 R e B | oMl o) | bEE T EHE S o
1 |601899 <t A4 22, 866, 200| 213, 341, 646. 00 10. 78
2 002466 RFFH, 1, 640, 200| 204, 696, 960. 00 10. 35
3 1603799 He R 2,014, 825/ 192, 657, 566. 50 9.74
4 1002460 ER B 1, 276, 095| 189, 755, 326. 50 9. 59
5 1600111 T+ 3,457, 958| 121, 581, 803. 28 6. 15
6  |603993 & PN 11, 209, 415 64, 229, 947. 95 3.25
7 1601600 EESEEEN4 12, 448, 165 59, 128, 783. 75 2. 99
8 (002240 RCHTELRE 960, 900| 57, 999, 924. 00 2.93
9 1600547 R34 2, 866, 848 53, 208, 698. 88 2. 69
10 1600392 BN R 2,224,428 50,272, 072. 80 2. 54

5.3.2 R EHIARBRB R LA Fo M E o 2 & ™ 158 LB R /NER P B A 48 B SR A A

B | B B 4R WG | anhiE o | A
EEB (%)

1 |688282 TS 3,185 144, 503. 45 0.01

2 688283 T 4 1,595 72, 428. 95 0. 00

3 |301236 Bamzh 7 2,076 65, 144. 88 0. 00

4 (301206 =JCAEY) 945 43, 177.05 0. 00

5 1601089 TR 2 1, 749 36, 816. 45 0. 00

5. 4 EHIRZE LS MM RO TR RAS
RIS AR IRRIFA 67

5.5 WMEMIRIZ A RME SEESF FHEHEIR M EF R LA R T AA
ARG ARG WIRARFFA 557

10



FRAE ORI IE 800 A (g BUMNIESR % 3 4 (LOF) 2022 58 2 FJF kG

5. 6 EHARIE A RHE & H S F P 1#E AR/ HEF AT 42 B P SCRAES R 80 A 40
AT AR IR ARFFA B SCHFIE TR -

5. T EHIREA RIE SHESHFE AR/ DHFRITLL REREE A
ARG RARFFA SR

5. 8 MEHARIE A RMME o 2 & ™ 13#H IR/ HERF BB T 42 BUIE 3 B 40
AFE G AR IRARFFABGLE

5.9 MEMRAZE SR BRI 5 1FOL UL

5.9.1 ] FHIRAEE BB I AR KR S5 2 B 4H
ANHE G AR T Y AR AT BRI B8R

5.9.2 FESE BB KR HBUOR

NIRRT IATR, DU S R S A ik B ARG (R 0T H bR o ARG TR IR I B3 ot
R S RS B R, DU ORAEDY H B, RS TR RTSE T, AEIEEEN, 258 5
B, DVEESRRAG I ARGIENE, SRS MRS hAh, ARG Kis R I B RN Ry
RGN (Rl R Uz DAEAT A L B, AU R e e . K 2055, BIUROKH i DR H Al iR A
FETCIEA REREAAR T8 R RS -

5. 10 5 HAIRAZ S % K EFREAT 5 E i
5.10.1 AR E RIS FBUR

AR A R Y AN B [ 5 B 45t

5.10.2 G HIRAE SR K B 531 52 315 A8 2 B 20
AT AR N R HEAT [ GO B R

5.10.3 A< H R B B B VLA
AT L AR A P SR HEAT R SRR

5. 11 PR H AWM R

11



s BRI IE 800 £ g H

NEFHBE RIS (LOF) 2022 55 2 R

5.11.1 ZER B TBUESF KARAT EEAIPULE IR ERAER S R BT —FENZ
B ATFHTT. AT

AIE SRR+ ZIEFR I RAT ERBE A IR E IR, eSS gws il —FEN 22 AT
BT, AT,
5112 ZEHEHN+EZRERBEHEES S MR ZEREE
AIESHTMAT 2T, BEBEE S R EKIEE 2 NI S
5.11.3 FHARBE F=H K
7 K & (OT)
1 FHRIES 341, 026. 53
2 NUGIESRIE H K 17, 146. 29
3 MR 561, 440. 20
4 YRR 0. 00
5 |MISHIEER 20, 525, 488. 37
6 Pt IR -
7T HAh 80, 223. 06
8 &t 21, 525, 324. 45

5.11.4 REWRFEHE KA T #E B H vT H #e £ 35 BH 41
RIS A MR AR A AT 5 B AR T #4555

5.11.5 RE WK+ 48 B B AR IE 52 FRI% oL B UL B

5.11.5. 1 RIEHEH AT+ B R P AAETRIE SZ IR AL A i B

| R | e “F*Eiigifgm o ;ﬁf: ikt e
1 ]002466 R 45, 539, 520. 00 2. 30/ Rl i 18 57 R
2 600111 Bl s 40, 258, 200. 00 2. 03|l fhid At i 57 iR
3 [600392 BN 15, 101, 320. 00 0. 76 fill i i 8 32 PR
4 1601600 [ £5 14, 476, 100. 00 0. 73|l a8 57 iR
5 1603799 e J 3, 738, 742. 00 0. 19y b3 7% 38 32 PR
6 (002240 RS AR 1, 985, 844. 00 0. 10{% b 38 7 38 32 R
7 (002460 Erz N4 1, 487, 000. 00 0. 08| fib g it i 57 iR
8 1603993 & FHAR 333, 486. 00 0. 02/ Fluied i 18 52 R

12




s BRI IE 800 £ g H

NEFHBE RIS (LOF) 2022 55 2 R

5.11.5 23 R AR B AT L4 B = AP AR TRIE 2 R AL Y i BA

e | mmie | e | X%ﬁ;mAﬁ %iifz@ B R
1 |688282 TS0 144, 503. 45 0. 018 7E I 2
2 |688283 e 4 72, 428. 95 0. OO & HHME 52
3 301236 LS| 65, 144. 88 0. 00} s HIE 22
4 (301206 EYIREELY) 43, 177.05 0. 00[E 2 I 2

5.11.6 BB A AR & PHE B FHAN S AR

PIPY S ISR B2 S i AR R S AHE LB i 7 B A &

§ 6 JFAEEH S

THAREAF AR

Az

i H

FRAE R RAIE 800 4 {1
8% (LOE) A

HRAE PR IE 800 H
tBFe% (LOF) C

T ST < B A

1, 096, 187, 027. 33

67,973, 133. 96

575 S 300 1) 5 < FH D 47 80

283, 220, 930. 62

131, 368, 914. 61

Dol TS0 1) < S ] 450

365, 164, 417. 02

101, 260, 391. 63

T S R G Hr 0 AR AT (3 A D EL <=7 151D

075 YIS AR L <y B A0

1,014, 243, 540. 93

98, 081, 656. 94

§7 ZEEEACHERRERRAEESRHIL

1.1 ZSEENZHERRESRRARERESR 5 WA
ARG, G EAAE A B eARs AE

§ 8 MEHARKERESRKERSIFHRB LR

§9 MR HEERRPIMMEESR

9. 1 EMINE—BREFEESHF AL B EGET 200K 1E 7L

9. 2 M B R E R MM EEE B

x
13




s PRIEHIE 800 A tudR HUMIE - Bt sk & (LOF) 2022 55 2 TR

§10 £EXHHEF

10. 1 £EXfFER

1. A5 HIE 800 5 (uF a4 P A48 vt Bk S AR Dt SO pF

2. S RN & BT PR =) LU

3. () (S TIE 800 5 (R B SIS Lt k4 e 4 5 I

4, () (F 1 HIE 800 A (L s B o PE S IR FE SR S UL

5. HELRITIE 800 H (s HUANE A B Wi 4 (LOF) 44 A
6 HE IR HIIE 800 A (AR HANIE S i R4 (LOF) 55U
Ty AR ST A 2 A 5 40 e 11 25 T A

10. 2 FFB0HE i
HEL TN/ SRS AR AT

10. 3 AR
BER B IR E ML (R A F P A S R AT R, AT 4% AR ZR I S B
JRE B AT SRR, A F P3EN www. citicprufunds. com. cno

{5 DRIk 6 BT B2 ]
2022 4£ 07 H 20 H

14



	§1 重要提示
	§2 基金产品概况
	2.1 基金基本情况

	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 本报告期基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2 自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较


	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明

	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末指数投资按行业分类的境内股票投资组合
	5.2.2 报告期末积极投资按行业分类的境内股票投资组合
	5.2.3 报告期末按行业分类的港股通投资股票投资组合

	5.3 报告期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.3.1 报告期末指数投资按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.3.2 报告期末积极投资按公允价值占基金资产净值比例大小排序的前五名股票投资明细

	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.9.1 报告期末本基金投资的股指期货持仓和损益明细
	5.9.2 本基金投资股指期货的投资政策

	5.10 报告期末本基金投资的国债期货交易情况说明
	5.10.1 本期国债期货投资政策
	5.10.2 报告期末本基金投资的国债期货持仓和损益明细
	5.10.3 本期国债期货投资评价

	5.11 投资组合报告附注
	5.11.1 基金投资前十名证券的发行主体本期被监管部门立案调查或在报告编制日前一年内受到公开谴责、处罚说明
	5.11.2 基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3 其他资产构成
	5.11.4 报告期末持有的处于转股期的可转换债券明细
	5.11.5 报告期末前十名股票中存在流通受限情况的说明
	5.11.5.1 期末指数投资前十名股票中存在流通受限情况的说明
	5.11.5.2 期末积极投资前五名股票中存在流通受限情况的说明

	5.11.6 投资组合报告附注的其他文字描述部分


	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人运用固有资金投资本基金交易明细

	§8 报告期末发起式基金发起资金持有份额情况
	§9 影响投资者决策的其他重要信息
	9.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	9.2 影响投资者决策的其他重要信息

	§10 备查文件目录
	10.1 备查文件目录
	10.2 存放地点
	10.3 查阅方式


