Y A v A Bl 2

A
IEFERES
2022 E58 3 Z=HEWE
20224 9 H 30 H

SEEN: RIS EHA R A
BB N PEIRAT RO AR A A
HEHAHY: O “F A+ I

R A HH

TR




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

8 HEFR

e B BN TE S 4 S S ORIE AR P B 0 BN AE REARC 2K 1R Ik PR i Bl K
T, FEXRT AR ESENE . R VER 58 B AR AN Bl SOET 5T AT

FEIEE NP EHRATIR D AR A A MREAZE G RIME, T 20224410 H 21 HE& T
AAR T PRI SR RR . S ERBUN R A SRS S AR, REEZABAFERERICHE. &
SRR B BRI -

B H K LLSEAE F . B 5 JE U B NS B 55, (HAVRIERE S — 8
B

F G AN BUF AR AR LI . $ B XU, 55 7EAE 58 T ST AT 40 15
BEARREE AR H U

At Il 55 BERER A I

AAREWIE 2022 57 5 1 Hi22 9 H 30 H k.



e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

& H&™ N

B4 TR M A A Hh [ A Al e R R ETF
A fa1 AR fHAEZT R ETF

B4 A 159726

A2 G ARG 159726

ez Er & 5 BAFFIREC

FEEaRARH 202111 H 11 H

0T YA T A7 A A

114,411,380.00 13

SR IRERR AR E, 18 SR ERER (2 BE AR ER R ZE MK o

B H br AT G 774 H S BRI 2 FE A0 (AN 0.2%, FERER
REANHEIL 2%.
T E T AR R e A RN, B AR, AT

_ PO SRS, AT ARG, BRI SN, W AR

P RSB IET HG, BU SCRFIE R I BT S, iR B
R IHEIE 7 R A b 55 058 RIS A

R AR b B PRI 1 D 22 i VI 2 O 2 i F) 2 v T A S
Al e i B R ol
AF G N IEERA , FLPOYI RS AN I 2t VR S 2
e S miligke.

— TR T, 2 Im B AL R B AE
BB BRI T 370 L LB 5 5 M <5 22 St R (R R AT RS
LG i T 3 AN B BRI R« JE R X P i L
N 58 By HANIE B AT RE R KRR 55

HEEHEAN e B HEATIR A F]

HEFEN HEERAT et A7 R A W

8 FEMFHIPNESFERIA

3.1 FEW SRR

Az NRMIT




e R A A ] A St Al BR RAE 5 ROT TGRSR - B

2022 S 3 B

e 4
B =T
(2022 £ 7 H 1 H-2022 49 A 30 H)
LA E eI s -8,140,779.52
2 A IR -29,041,979.95
BINALY- 2535 < 3 A ST R ) -0.2749
A IR FE BBl 84,417,894.81
5 IR G A A 0.7378
7E: OFRRE S GHEbs AR NS 5 H a1 S T A, T2 S Sl

i A EAR T IS
@A) O eI 2 15 2 e A A SO S BEBT UL RE L FLAB SN (AN 2 e (B AR Bl as)
FRRRAH IR B RS FHIBRAEL 153 2% Je (K0 AR B0, A IR D A 1) L SRRt fn_E AR 391 24 e (B 22 50

W2 o
3.2 HEEHEEMN
3.2.1 ARHAE AR S A B K 2 K 5 [R] 3V 4 bl s R v oA 2 2R 1 LU AR
NZ5 A%
HEEK | kgitei
HHE K o ‘ SRR
[F1E'S KhrUEE | FEHERGEE o ®O-G @-@
ZO K%
@) ELE))
@
HE=MH -27.16% 2.42% -32.02% 2.15% 4.86% 0.27%
EEANH -25.45% 1.99% -31.77% 1.85% 6.32% 0.14%
H3E4 A TH
R T A -26.22% 2.01% -31.87% 1.99% 5.65% 0.02%

3.2 2H & & AR R VORI, & RUTHAHEI K AR K R ML ST b AR HE W i R AR BN 1)

ELAL

ST A o R e

AT ROV TR ROIETF 5P 2k &

SRTHPE AR 5 S bR AR a2 ) g S A 3450t
(2021 4F 11 A 11 H% 2022 4F 9 H 30 H)




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

13.39%

2.93%

4.46%

0.00%,

-4.46%

-8.93%

-13.39%

-17.86%

-22.32%

-26.78%

-31.25%

2021-11-11 2022-01-03 2022-02-26 20=22-04-21 2022-06-14 20=22-02-07 2022-09-30

|— &BEEhER SRS FETF — A

E: OA&RFESEFET 2021 4 11 A 11 HARL.
OREAR SRS A FME, AR HEESAFAERZ Hil 6 A A ERE MR HEA
GHBFFEARIE S AR PRV SR HA KL E.
8 BEHEARE

41 HEZM (HNILELFNAD BN

i

H

HEeNHEeLHY
pa | oms AARGMRGEANR | e gy e ey

I H B
iz, 2015 4F 7

ED NS S
EEHEARN
"o TR
BEERHIE T 5 L 2
s tlIEL

PN
PR | RS 2021-11-11 - 7
Z

T O R H WA B A H I R 2w gRoE i€ RS H AR H . B
Sg 2y, HARIR AR A FA N H

QUEFF ML SCREMATIE 2 GIEFRAE ML R BERE B IMED A RLE
4.2 BN A AR Sk s A R ST A5 1 DO AR 5 P

I, A EH N RS (i N RV S 5 k) (RIS
BRI GIBEEHINE) . GEF R RS EH AR AP S H ERSE L), (EEEHAR

4



e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

FFRATE . WERIESIB AR 58 SR ) SRR &S F, AFWEEA. B
LTt A U SR EANE P B 7=, FE AR P R T U (K A b, AR AR
B NEEREBRFI G, A B HRE S B HEE AR TN,
4.3 AVAHEIVEH
4.3.1 AVAE 5 I FE AT

REEG N — AP R & B AT R AL, 5 7 0~ K L ] 2 A
AR, I RGN LS Ty AE & T RS S 5 A AT o RN, AR AR AR AT
T GEARERESERARATPLESHER SR A (R EESEHERA 7 AT 5]
FEY [IHLE o
4.32 FEAEGAT AL B

e A AR R INAIE S AT R AT 6

WA, AESEHNE R RRAESENZS AT MRS+, FHRME
Ty A/ 1 B AT Gy e B IR 95 24 H A 1) 5% IMAE 536 25 IR, B utR s i
L B DR S T AN A A R A K IR 158 5
4.4 At T B 4 B SR RN S B0 5 B
4.4.1 R N AR R SIS IS AR 2 Hr

AN J G BRI VI (¥ P8 KA 18 A i ] Py i v S SR K, A R At A R R
HUN R A M2 7] Bkt 50 I S B 0 e 1 R SRR BORE AR i, 30K A R S A R U T A
B AT BOE =AM BUE A RRELIR BAS%, UM #E Bl m R 0 Py A =) 84
R o AKES 3 TR FH 76 4 5 11 SRS B0 224 () B AR SR G A BE A7 M IR R AR IR 4R 4, SRR 4
Tt H AR,

3FE, WHNITI, FEELAEAE 7 HINE 75bp 5, 9 H IR BCH R A % LiE 75
ANEE R, 2 E ATIRBE IR . SEITREh R, STt ORI E R, B R
FERNRTBIR®E 7 2 0 BOMNHZKBUR 7310 S AT O R FR T AMA M,
TR BT — 5 T T REZA A BROR S AN A Sk AT PR 70 R Vel =y 51D, B TBOR
GREEORRR SRS, AR KBURFFSEING B A TR . 8 H K EHRTE LT B8 AR BUR I SCRF T
A—Eilt, BAELEULTIHBEEMEB: Er-dUNaR T, =8RG BR, HER
P2 6 T ORI s AR, SR, Y P e, Sk R4kt
ZABRTE

W75, —J7 WSS AE NS T ERE TR TUH LA BRI 2 )R 3 T+ 2055 %
5



e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

MBS, 5T E NS GG A I — Lk, 3 RN AR T, AR
HADE RS, A AR T RIETHE

FG AR ISR, EAREHRERE S, ARG T ECRIUI BT BB RN, s Y]
W, AFESTEMIT IREAR TR A B nl b, INE RO H W e, I8R5 T

R BEA T G (T iR S P s AP AR IE AT, ERIINEZRAE 5 A=, BB iESR A w4
TN NAR TG R BIIEIR S . H AT, ARFEEGRRBIIEIRSS o) KIES IR A PR A 7]
REFBM AR AT PEIEZFBR G A RA T H T EIESR A R A F 4.
4.4.2 15 I F B L SR

B2 2022 4F 9 H 30 H, AFGAHUFE N 0.7378 7T, A& IR AU EIE K E N
-27.16%, [RIAZAAE I 2 A5 (1 1 257 LU Y K 46-32.02%6 0 A 5 <65 A 75 00 IR v 25
N+4.86%, 5V ET L HEE S A B 1) T B R Y H RIS R S L REAE TR
[l Rt B 4155 P2 A R 22 e
4.5 Hi i I N FE B R N B G B g T B

WA A, AT S AR HBES: — AR B RS AR A NBCR AN = A AN e %t
PHHEAR T LT I e iIE R .

S BEHERE
5.1 & MRS AHN
75 H &/ ) G B B I L (%)
1 B 4% % 81,444,833.60 96.04
Horr: R 81,444,833.60 96.04




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

R
7 BAT MG &A1t 2,558,317.31 3.02
8 Hopth 5t 799,515.70 0.94
9 | AiF 84,802,666.61 100.00

. OB

BRI FO A 0 T R B AR R A (R A A

QAR I 4 AHR 5 AR B I 5 PRI AL 1) 33 0 A M L S 1A S AN B 81,444,833.60 7T, 15
F LB IE LN 96.48% .

5.2 i WIARILAT W KRR R H A

5.2.1 Rl HIARSZAT W R N B SR

AFE AR AR FFAT LA S -

5.2.2 & AR SZAT ML oy SR P I 15 T i A o 2 A

F 4R 7Ry |

(I ARHE AR h%*(;; fﬁm
Srfb 21,634,548.49 25.63
s 9,817,623.85 11.63
BEVR 9,296,630.23 11.01
Tk 8,982,296.63 10.64
o Hh 8,113,975.26 9.61
TETH R 7,424,240.45 8.79
s 5,914,988.77 7.01
JHIHAR S 4,120,203.55 4.88
e T H B 3,133,899.07 3.71
EISSES%N 1,928,573.59 2.28
PRAgE 1,077,853.71 1.28
&t 81,444,833.60 96.48

E: U B ISR EERIT L SbriE (GICS).
5.3 R WIARL 2 SO E o7 22 8 B 3 EL /NP BB 44 B S B B W Al

B 3 G R PR
Fa | REEARES i AR BE (B | ARE O
LB (%)
Ak T

1 00386 qﬂ.Eg{ e 1,106,000 3,371,046.86 3.99
2 01378 PR 554,000 3,256,888.44 3.86
3 01088 Hh [ A 140,000 2,969,276.52 3.52
4 00998 FREERAT 871,000 2,457,833.79 2.91
5 01313 K e 1 1 704,000 2,317,681.77 2.75




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

6 03323 H [ b 416,000 2,261,244.71 2.68
7 03988 o E AT 968,000 2,250,029.65 2.67
8 01288 FANVARST 1,037,000 2,204,075.06 2.61
9 00151 e [ 473,000 2,194,614.62 2.60
10 03328 BT 585,000 2,190,463.24 2.59

A TR ARD R A 2t i A0S .
5.4 i WIRIL B A  R G R RH G
ARG AR WIRARFFA i gz
5.5 i IR A Fo i AR o < B3 I EE B /N HEFP R I 1044 51 27 50 B W 4
ARG AR WIRARFFA i gz
5.6 R WIRIZ 2 OB 35 57 18 EL B /IR (R -+ 44 B8 7 SCRAIE 77 4% 5T B 41
ARG AR WIRARSFA B SCHFFIESF .
5.7 i WAL 2 SO R o5 J 4 55 77 1 LA /NP IR T T 44 B 42 B 43 0T A
NN AR P S S e
5.8 i i IR 2 SO EL o3 2 g B 7 L A9 R/ NHE e B AT L A2 BUIE B B2 W 4
ISR WIARARSFABUE.
5.9 e IR A L e 100 R e AR 1 5 58 5 1% 1 i
5.9.1 i i MR AR G 45 9 (1 A 0 B 1 G0 F 45 2 ) 4
AR HE B AR T AR TR I A% ot .
5.9.2 A Kk e BT BRI BT A BB BUR
AR HE G AR T R TR W A% 5t .
5.10 5 HAR A Fk S B0 1 [ 50 301 B 52 5 156 100 1
5.10.1 A HIE 9] B BE UK
AR AR A AT i 3 B L
5.10.2 it HAC AR 45 8 1y [ 5 0 B (o A 2 A 4
2 T G AR A A T 530 B4
5.10.3 AMIE U BT BT EA
2 T G AR A A T 530 B4
5.11 BB A G BT
1 AT AT+ AR R AT AR, SCERAT IR AR AR . PEHRAT B A IR
Aw] s PERAT B AR AT A E AN ARAT B A PR B BLAE AR g b H AT — 4 A 2 2

5.11.

8



e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

T ATEST . TRl ARG RIS, REGE RIS, PEIRIT. 22
AT AOLARIT PEHAT RRRTEEUR O B, EIR ISR MR R SRR P AT & A Rk
e A R EK

5.11.2 F S BT I+ 4% BT R g (R R O 2 e P 2 I

5.11.3 HAR B P i

Fr5 e &8 O

1 17 RIUE S 70,777.70
2 IR 718 F K 42,859.10
3 RS IR 685,878.90
4 IV @RI BSS

5 JSZYAT E DT

6 FoAt MR

7 5 B
8 HAth
9 it 799,515.70

5.11.4 535 WA FFA B LT 5 BOU 1 T e et WA 40
AT AR AR R FF AT AL T F I ) AT R 4 557 o
5.11.5 i 5 WA AT 44 Jb 5% A7 A I 52 PR D0 (1 B
AT AR IR A+ 4 B SR A A AR 52 BRAE -
5.11.6 F % 4 A4R 5 B A Ho At S0tk B

Sl LY TN 0D P S P ey NI RS = g il I G v e e Y

& FHAZE SN B S)
RPN
AHR A ST A B 105,411,380.00
i 7 A 1) 5 i A 47 00 31,500,000.00
e A AR IR 25 < DBz [B] 4 400 22,500,000.00
i HH S () 45 0 A2 B 0
ARG A FE S A0 B 114,411,380.00




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

g ZEBENZHEARERRSESREN

7.1 FEE IR A AR S E L

AR G AR AR A B A B 8 e A A G L«
7.2 F 4GS A VR R A 5 WA
AR G AR AR A B A B 8 e A A G L«
8 EMBRERROAMEREFS

8.1 AR AP SR AT A G O i B 20015

1t . ‘ S R R e
= S 1 Py AT S L R SR
¥ W
# | [ FH R s s
¥ |7 s 0% | BEIHER MGG | EGE | manm |
N —— Ho
i) 8] [X 5]

2022-07-01 &

2022-07-24,2022-08-09

Wl 1 = 29,705,369.00 | 22,652,306.00 | 19,374,900.00 | 32,982,775.00 | 28.83%
¥ 2022-08-11,2022-08-24
N

% 2022-09-30

2022-07-01 &

2 37,099,601.00 37,099,601.00
2022-07-10

7 AR AU

AT G AEAR T )N AFAE 50— 80T R i B A b 5] 38wl R o < SR A 20% I 1 T, AE T3t 3)
VEA RO T, QB st & EAUs ml s g rp i ], B8 BN AT RETCIA LA & BRI A% B I AR B2 4
77 A RO e A IS, B A AT RE 5] R A e AR AN I XU
FERFERE LT, AR RS H0L LB B 5 E KR I AR &, P R8T 207E HL 8 [l J5 A ik 6 3 7 )L
BRFFEARTIEH IS /EACr, HlRFHuslE i, SHAR GG E A IR e S RFHE.

8.2 SN B RN HA EEAE D
1. e BT P9 3 e 11 3 R T
2022 4 7 H 14 F A An A B A A b [ P Al R 2058 5 BT TR AR B0 7 #5546

FH R [ 35 SR AS AR R BT R 2 75
2022 7 H 15 H R AT 3 8 BT IR 2 w] 50 T IR B e S 18 A rp [ A i b vy JB 8 o

A o BT IR BOIE TR B i S o/ N R TR [l B ) 2 2

2022 5 7 25 H R AT R B & AT IR 2 ] ok T AR AR rp [ A bl v lBE R 558

ROT IS IRBOE S R T e — RT3 H e It AU 3 s 2 1 o
2022 4 9 H 26 H A7 He AR AR A [ Py i il e B R AR5 5 BT IR B BOIE e % B 2 4
ANy I NI St /A S

10

Nl




e R A A e A St Aol BER R 5 5 RUTTBGRR B - 5B & 2022 457 3 TR AR5

2, HARARAER

F I GEHARAFMILT 1998 4 4 A 9 H, 2 b EiE RS HEERL K it e
VR GEHAT 2 —o AFLEEBRAAEILR, EAR. Le. WYL R, Bat. Bt M
ME BB AF, A5G R EESH 7oA. AFkEfEEtRESERN, §
AV SR EE P BN AL QDI SN N E R ETF ESE AL HAH R
VRS ETF REEHAN . Bt S FEEEHAESE A HiftEAFRZREE SR
WEBEANGE . EXMABE ETUERSRMAR A5 S AF . HHtASE FOF e
BN BHASRERMESEHEA . SN E P H i - SLU NN K IR
ETFEGEHA. HtAS MOM R HHWA LIRS ETF SEgE AL Hilt
AEAZ P F R S PN LR B P B RN ORI BB A BN, [ A B SOR ATk
A BAR R ER IR A SR A F], HBT AT EM RQFI EGE BN, R IR

M 554 iR )z IR B A R

9 FEXMER

9.1 &£& CMHH®
1. A EENE ST IS vE M RSO

2. (R A E P Al S RS 5 T T TR OIS i R S e e 5 )
3+ (AR b [ P Al e i A A8 5 BT TR B SR i B S AR B0

4y AR IAS;
5. HEEH AT EARAAE . B,
6. FEEFLE NS BARHLAE . B

9.2 {7 JiHh £
B ST S A RN B 40 N AT .
9.3 & 7=k

Bevt A n] B BB U8 NIERT e S & 2 &0 RSO TR A,
BB AT LA BRI TR Py RS % 7 SO (O S s B

e H IS EHAR AT
“O- A SR

11



	§1 重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 本报告期基金份额净值增长率及其与同期业绩比较基准收益率的比较

	§4管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明
	4.4 报告期内基金的投资策略和业绩表现说明
	4.4.1报告期内基金投资策略和运作分析
	4.4.2报告期内基金的业绩表现
	4.5报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末按行业分类的境内股票投资组合
	5.2.2 报告期末按行业分类的港股通投资股票投资组合
	5.3报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9报告期末本基金投资的股指期货交易情况说明
	5.9.1报告期末本基金投资的股指期货持仓和损益明细
	5.9.2本基金投资股指期货的投资政策
	5.10报告期末本基金投资的国债期货交易情况说明
	5.10.1 本期国债期货投资政策
	5.10.2 报告期末本基金投资的国债期货持仓和损益明细
	5.10.3 本期国债期货投资评价
	5.11投资组合报告附注
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分

	§6开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9备查文件目录
	9.1备查文件目录
	9.2存放地点
	9.3查阅方式


