:
i
=

|31

UEER 25 & = IT SRR AIHT3E 5 BT

2022 B8 3 TR E

2022 4£ 9 A 30 H

EEBEEN: PRESETEERAH
EEFTEN: TEBITROERAH
WEXHHER: 2022410 H 25 H



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

§1 BEERR

G N (K 3 0 O S ORIE AR, TR B/ R R B 3R PRI s 8,
TR HL PN A LS L R I A0 58 BV AR R AN Sl SO TAT

FGFEE NIRRT A IR A A RIEA T G FRE, T 2022 4 10 f 24 HE& 7 AR
I S5 FR AR AR B ARG SN, RIEE RN B RBRICE. 1R SRR
KR -

G EE AR LAMSIAE FH B 5 1 S0 A RS B 4 7 (RS CRIE S G — 2 F R

HEG I AR SRR H AR R I BV R, BB 7E A H A PSR i A4t Bl 15 4
e RS IR

AR I 55 BORER Z 1T

AW 2022 4E 07 H 01 H2Z 09 A 30 Hik.

§ 2 &= A

F &R -2 HIE R 25 J DR T A Al HT ETF

I 9 TR R =7 QT ETF

e AW 516820

%ﬁﬁﬁﬁﬁ 5 BAFF IR

G a A 2021 46 A 9 H

ﬁiﬁﬁﬁ - ISE 1, 669, 415, 249. 00

7 HbR IR AR IR ECR I, 1B SR BRI I 25 R AR R R 2ZE I B ME
AT 4 F7 40 H 8 R A 5 E R4 X B IAE 0. 2% LAY, AEALER
ERiR ZE P HITE 2% LA

P AW AHE G F ORI AL, BRI HRAR R 50 Rt I 28 A 2

PUERSERR A S, FARIEAR K8 B0 B S AR 132 3 14T
FH L% éﬁ%*ﬁ&ﬁ%kiﬁ%ﬁ&ﬁhkim% b
Kn TPELEEAT NI, B S ) R RS [ S5 A K < ER B AR 14
TRECIIRCR AT R R, B RS A O B s PEAS 2
I, B AR R BOCE A RO R R EAAR (T 50N, ke B
AT AR5 20 A BT 1 2 A A B, T e Bt A &

MRS MR
AV G AR I B 24 I B2 )7 25 AR 1 S0l ad R
IS AL 2 A5 I $ﬁAE?hm@% S T W T )Nl N R i el

VPR E ER MW G . ARSI B S
ihﬁﬁA,ﬁh¢ﬁ@%&@ﬁ%m@%hﬁ R WA 2
AIE-5 b3 HFE T RAL Y T3 41 & 0 XS YA 45 A A B o
HEEHEAN PG E AR AR

%20 k121



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

EXZiaoN ST IR B A 7
§ 3 FEMFSRIrMESRERIN

3.1 EEMZER

i ARt
BB R WA (2022 4E 7 H 1 H-20224£9 A 30 HD
1 AHA 2 seBl e et -26, 606, 436. 15
2. A A -186, 926, 379. 83
3. NOASF 35038 4 A AR HA RS -0. 1288
4. AR G 0 841, 508, 956. 79
5. JAREE A0 Bl E 0. 5041

VE: 1 AT SRR PR A S AR BN . B HbIRN R A RMEZE SRS 41

B A 2 3% B AN B IRE 303 25 J5 AR, A BAFE A A1 CUSE B a5 in B AR BRA e E AR s e 5
2. FiREE SR A LG R NS 5 3 4 10 & T8 A, TE N2 Sebriic ik P

1% T Fis 5T

3.2 BEHERI

3. 2. 1 EE&MPUHER KRR H 5 RN S B R 5 EL B

MV S5 b e
HEEK R | BEBKER | gt -
i Bt o ‘ TS 25 R O6) @—@
® PrAEZER | HEREEEG) ‘
HEEZ®
E=ZAH -20. 91% 1. 75% -21. 53% 1. 78% 0. 62% -0. 03%
I ESNNH -21. 20% 1. 78% -22. 10% 1. 81% 0. 90% -0. 03%
it -39. 93% 1. 76% -40. 92% 1. 79% 0. 99% -0. 03%
H3E4 5
-49. 59% 1.91% -50. 31% 1. 97% 0. 72% —0. 06%
o sy G e

3.2.2 BEEAFAMMRES RIHFEREKEAZ K HE RN SRR @
B LB



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

FE& P UL EE B EIT SR G ARETH 21125 18 0 15 S 55 5] A Mle £8P 482 B SR UG SR S b)) 55 o,

-2 B
6. 00%
0. 00% %?ftkff
~6. 00% /
-12. 00%
~18. 00%
-24. 00%
-30. 00%
~36. 00%
-42. 00%
—-48. 00%
54, 00%
[ N = U o TR oI o I = N . = S o L o B o ¥ o T o .= O o ]
I T T Tl LIy
£ 5 5 8 8% 2 - 9 & 5 &8 338 L5838 3
e A A T
Lo I o N " I . IR o AN 4 IR o NN o D . I . N o AR o I o N o I . NUNN . RN 4 N . I o B o |
s o o o o o o o o o o oo o o o o o o0 o O
Lo I ' I " o o D o I o I o o I I o D o D o o o o D o D o D |
— FRRiEEZ EET SR OFETF 2R EgiKE

— FRPEEHREST HMUFETF Rihl Sk g s

VE: 1. AEESHSESESFT 2021 4 06 H 09 HIER AR

2 BRBAME G IO G 5 FALAE , 64 EE A 126 6 2 202 A A H I B 0t
VLA IR AIE S ATRINAE, BERENAAERTERE S, EONL R &I f

PLBIAT 5 2 R 20

3. 3 HAh 34z
e AREEG AR AN T HABTERR

§4 BEAWRE

4.1 RELE (RESZENA) 6

EAFEEHFE S LR | EZ M .
BEBRE T rmam [ emem | Vi
B, EEIZ RS T 2B
ETF $a % +oo ST EE IS A PR A F
SRRV BAHTIN, Aoz G A PR A A 5
Sy G2, 2017 4E 10 A NP2t 4
a2 HriE HAERAT, AT ETF $850% % otk
@%&@2w1$6ﬁ9 Vi, PUT ETF b O3 ELE
Bedn T s mRel ¥ - 114 I, FIRFEAEF2 MSCT HE A B 3)
LA BRI RO R TS T
Tt 5 JRE B AR ] A b AR B R s de B
HOEF# WEFF BT o4 T2 MSCT [ A [
A8 Se S LRI RO RIS, Tl
gl HrIE N 5 B8 3 A8 & BT ik e B0iE
FREESE . PrPER R G
8 4T 3% 127



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

GBI ISR HOE R R G, P2
LA 5 BT IR BOIE T Bk 4
BRI P e B 2 e BT S
WG RITMAIEBOE R e & 7
2 HPIER REURIR 4 A2 5 BT i s
HOEFF B RGP 2 P&
ALV 9% L 32 L 5 RO TR HiE
FRGIE ., P BB S RIT
ISR BE ey P HIEER 24 S BT 4%
AR B AR I S & 7
2 FIETH 3% 3R 2 P TRE 4
R JE AR AU e 3k
H,

e 1. XNEEREEEESE, K ERHHY NEEEFRAENH, “BEEHH R =k
SEMARIRES ) )R AR e G20, “AEIRE 7 A “ BRI 20 048R4 2w ok
SE AT E AN 3

2+ AEZF AL SCEMAT IR 2 GEZFAL AL R BERAE B INE) A SCHLE -

4. 1. 1 IRFAEFA I R B BT RIS 2 3 (5 S22 28 [R] B 282 O 7™ i 1
E: .

4. 2 BEH ARG PN S EEBE UM FEH KU

ARG I, AEEGEENRIET (RN RIS ERESR R 2 k) 580 SGEHEM.
NI S AMUAS I e 5 R E . A MSEAE S B o0 i U BRI Y R e 987, fE
TR P ARG A JE A L, IR B NSRRI . AR, ARG FREEES
M, BARFREE OB MG LSRRV B3 ] KBRS S RIEHEI &
HEEFRRRE .

4.3 AP HEF IR

4.3.1 A PR 55 EHPAT R
AP, ARESEIATHIUT T QEFR IS IA T AT 5B SR 2
QEEPA S F S

4.3.2 RERX BTN ETUH
AIE T AR IAAAFAE R H L AT N
WEWIA, I RRAE S 5N 5P AT 5E0 R H R A2 5 BA A 3058 5y ARl i

LT 2 H AR 5%,
%5

pes

12 71



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

4. 4 & AN S HH B RIS RIE AR AT

PER— B T HIE RS 24 % BRI 2R BB A m] BB 247 i, SR STERCRAE T b, RGeS
SHIE I IERESRE, FH RN RGETRMASEE, mEENSUARELASE
MR BHER, BRI TT, PRSI IR R FE AR R 2 . RS, ARG H R
9 0.04%, FALERERIRZE 0. 68%, FlfHhTemk 7 5 & 1% H .

4.5 WEHANZESHFNLSRI
BB ARE RIS AFEN 0. 5041 7T, AR RS B E K A 820, 91%, b
SR & % N -21. 53%.

4. 6 MEHNELSFE ABEHEL B = ETE U
AFEGARIAEIHN AR BIES: 20 A TAEH RS MEEA ASUET 200 A FEE T3 {EAL
T 5,000 3 TCHITETE .

§ 5 |MEHAWHE
5.1 REMPREEH=HEHMN
= i S o) R
1| Bt 826, 681, 291. 26 97.95
Hor: S 826, 681, 291. 26 97.95
%%&ﬁ - -
[ 7 0L 2 $5E _ -
Hr: figz - -
BE PP SRS - -
4 | & )E - -
SR ATA SR - -
SN IR 4 i % - -
Forre SEIrm] I i SN IR 65 4l 7% | B
I—ﬁ;:
AT ARG F /AT 21t 16, 670, 753. 78 1.98
HoAh gt 645, 224. 82 0.08
Ait 843, 997, 269. 86 100. 00

E: AR ARG WA IEZRTE AN 66, 456, 151. 00 7T, H3E ELB 7. 90%.
5. 2 MEMIRIEAT R EREHE

5. 2. 1 MEHIRIEIH AT KRB A B ER A S
| R | 1725 | ARHE GB B

%670 k127




P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

KL MR B

R

il i

513, 082, 988. 63

CVE NI VAN S WY Sa i
AR

ﬁﬁk

XLL%\@%ﬁ%ﬁ%

o |T|lm

31 A Ol

—

5 R BRG]
iz 55l

SESZN

Rl

R4

R ST T 55 R S5l

== |

BEABEFEAEA R 55

169, 390, 017. 80

KR PR FE B
NI4

o B R ST  AB AL A R 55
N4

HUH

PA RS T AR

142, 736, 052. 83

S R H AR R L

n| = |lo | ™

o

it

825, 209, 059. 26

5. 2. 2 WEHRBRBR R IHAT WA RO FAREREA S

g

RES]

~RME Oo)

i 2

EBUHFHE ] (6)

A

A AR M

B

R

C

fill i b

768, 045. 20

0.09

CEVA N AN S W& e
REITA

fSRIA

ok A

19, 877. 04

T G ATIRENL

T lo|T|lm

1 R Ol

EESXIZ N
i 55l

BAFRIE SR

102, 800. 20

<Rl

s il

LG AT 55 ik 55

BHEEWT FORBAR AR S5k

532, 765. 16

Zli=|C|=|—

KA PR A FL Bt

\y

48, 744. 40

p=i
H
r
p=i




P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

0 BRI
. : )
e - -
L2 LA - -
St b BT - -
Gt

&1t 1, 472, 232. 00 0.17

5. 2. 3 MEMIAREAT W KRB BIB B R RA &
TE: AR WA R R R

n | = |o | T

5. 3 JARAE A FOMME oy Z B 7 15E LA K/ INHE e ) B B B B 4
5. 3. 1 REHRIEHIKE LA AN E 5 E ST 5+E BB/ AT+ B

Bt B 4
e | BEARR | BELRKR |(HE B | ARfE 0o | HEEEFRELE] (%)
1 300015 % KRR 3, 326, 309 95, 365, 279. 03 11.33
2 300760 B EST 301, 900 90, 268, 100. 00 10. 73
3 300122 BRAEY) 813, 145 70, 280, 122. 35 8.35
4 603259 2 B A 927, 740 66, 509, 680. 60 7.90
5 000661 KHmH 329, 125 56, 066, 443. 75 6. 66
6 300347 TG EY 533, 300 48, 626, 294. 00 5.78
7 300896 FEXR 87, 980 43, 138, 353. 60 5.13
8 002001 oA K 1, 886, 100 41, 852, 559. 00 4.97
9 600763 MR EST 229, 950 29, 433, 600. 00 3.50
10 300759 REAL 503, 284 27, 202, 500. 20 3.23
5. 3. 2 MEHIRBIRIR B A SAMHE 5 Z S B =3B LB/ NER R0 B B i
g
e | BEARR | BELR |(HE (B | ARME o) | HEEESEREE] (%)
1 688382 W) 31,929 319, 609. 29 0. 04
2 688073 1SR Yy 2, 544 223, 872. 00 0.03
3 688137 iR 2, 588 195, 419. 88 0. 02
4 688401 PRAEE L 4, 947 150, 091. 98 0. 02
5 301136 ARy 7,172 96, 391. 68 0.01

5. 4 MEARE R A RN RFRRAS
E: AREAMEHIRRFFA 67

5. 5 MEFARIE A RME G2 & 758 LI R/ NP R A2 B 3R B 4
T ARG WIRRIFA 657



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

5. 6 MEHARIE A RME G2 S F ™ 1#E LU FI R/ HEF R RT 42 B P SCRRER IR R
B2
T AT GAR T WA RRFAT B SRR SR -

5. T MEWIREA RIHE HESF#ELLHIR/DHEFRRT LA R ER B HH
T ARG HIRARRAT LRI

5. 8 MEHIRIL A RMME HES T 3B HBI R/ HEF R BT L2 BUER R B A
T AIEEAR AR I BOLERH -

5.9 MEMKREA RS TR KIBRIBIALIR 5 & 0L Ui A
5.9. 1 IREHIRAE S AR R B ke A48 25 B A

s ARG A RS W RAR W S
5.9.2 FEER BB KI BB BUR

ACHE S AR A W R W B
5. 10 EWIRFE ST B EH AR5 H L i A

5.10. 1 A E G BB BUR
AT AR ITC E YT D 45 B

5. 10. 2 | F HIAR A S B FH G SR SRR 20 1 4
VE: ARG AR WIC R0 S 4

5.10. 3 A J E G B BT
ARSI AR WTE I GO B B

5.11 #EHSIRE ME

5.11. 1 AR SR H KT B IEF I RAT EEAHRE HIBEERITLRAE, K
R E g H e —FEAZ B AT ES . LTHER

5 I ST AT R AETF I RAT BRI E FR TS L SR A, AR G i) H AT —
FENZBATFETT. AT,
5.11. 2 ZRERHE M TR B EREE NEE S RAMENFIEREE

ST HIRT+ R BT, BB 3k & RE 21 P LA BEER -

Foom o127



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

5. 11. 3 HABTE P HI AR

e B i &% o)

1 (fEHRiESE 170, 043. 18
2 \NMUBGEFREE K 360, 665. 41
3 |RA -
4 MURRIE -
5  |MICHIEER -
6 PABRYGK 25, 075. 48
7 |RrETEH 37, 807. 92
8  |[HiAth 51, 632. 83
9 &I 645, 224. 82

5. 11. 4 EWIRKFFH B4 T 7 BT 0w 3 e 555 A 40

T ATEEAR A WA RRAT T H B T A 657

5. 11. 5 A HIARHT 14 B 2 P A2 FE Ul 52 PR 1% 00 ) i B

5.11. 5. 1 R EFARTEHIX B AT 148 R P AR Uil 52 PR AR L i 15t A

FOBZIR A0 |G A% a1 | Fod 2 IR
1 300015 % /KR AL 20, 705, 474. 00 2. 46| i@ iE sz R
2 300896 TRE 8, 335, 440. 00 0. 99| @@ iEZ kR
3 300122 BRAEY) 6, 482, 250. 00 0. 77| e fibd td 52 R
4 600763 HIREST 4,966, 400. 00 0. 59| e fib @ 0 d 52 R
5 603259 24 B e 1,892, 616. 00 0. 22| e fibd 7t 52 fR
6 000661 K& EH 1, 703, 500. 00 0. 20| e fib @ 08 52 R
7 300760 ST 1, 495, 000. 00 0. 18| % Flid i i@ 2 i
8 300759 RESEACRR 1, 356, 655. 00 0. 16| e fib @ 7t 52 fR
9 300347 TEY 948, 272. 00 0. 11| ¥Rt msz R
10 002001 O K 650, 167. 00 0. 08| %% Filtid it 52 BR
5. 11. 5. 2 & BIRFR B B Al 748 B B2 P AR Tl 52 BRI L B i B

WEZRSE A | HERETEE | REEEL

F5 | BREA i S A R B
RUE o) (R NEY; i B

1 688382 AW 319, 609. 29 0. 04 BB e
2 688073 L 5] 223, 872. 00 0.03  HiEAkR LT
3 688401 PRAEEH 150, 091. 98 0. 02 BB E

5. 11. 6 BRA SR & MHERFH A FHIR I
BT PsE AR, 2Iz S &A%,

o100 4k 12 51



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

§6 JF SRR S

L VANNG)

?&%ﬁﬂﬁﬂ%ﬂ%"ﬁ%ﬁ X 1, 277, 415, 249. 00

i 7 U300 1) 2 < S H D

565, 000, 000. 0

0

Uk R ﬁﬂlﬂﬁ%'ﬁ Bk [m] 473 0

173, 000, 000. 0

0

T&%ﬁﬂﬂﬂlﬁ?%/ﬁﬁ%}wﬂﬁ%ﬁ CHr el
DL - IR

e 15 A HA AR S 4 1 B A5 1, 669, 415, 249. 00|

$7 ZEEEANCHEERERHAEESENL

7.1 R&EEAFHARESHHRNIER
E: .

7.2 B&EHENZHERRERRFE S5 WY
e TG
§8 I EE RRNFMMEERFR

8.1 REMNE—BBRERFFESHBLFIABISUET 20559550
VT

8. 2 UM B E PR MM ERFR
o

§9 BAENMFEFR

9.1 FEXMHHER

(1) R 2 W12 AR R 24 L DRy a B8 58 5 T IBGRIR BOIE SR 50 B 2k e 5 4R T

TR SCAF
(2) PR BR 2 K BT SR AHT A 5 RO B IR EGE A 5 B R e

Gl

(3) P2l R 2 e BRI T 2 BT 52 53 REOT T a0 I 5 B3 B A Vil

(D FHERA
(5) FERAE BN FEAA . BRI A 5 TR

9. 2 FFTUHE £

HEEHA L HeIE MET
%11k 12 7



P rhIE R 2 K BE YT AR AET ETR2022 4E58 3 Rk

9.3 HEFHFR

(D) BREEEMVI ] SR A, th A% TA SR LA B

(2) HBEXNAREBWALER, "JEARESGERNFZESEEHARAR, 2RSS
HLi%: 4008004800 (HKigihoh)

FRESHEBEARAF
2022 4£ 10 A 25 H

%120

Dz

12 71



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


