PR S B IRE A 5 TR S S S B 4 2002 438 3 REIRSS

] R FPE R AR BT IR BN AZ 5 BT TS SO S 1 B e g R
BEE
2022 5B 3 FEFRT

2022 4£9 B 30 H

EEBEN: TRESEEARAF
HETEN: PEHIRSRITRGERAH
BEEHEY: —O==FE+H=1+H



JR P IE S A B3R XA A2 5 Y TF TR BUIE FR BT R 4 2022 AR5 3 FE AR

8 HE#ETR

G N MRS RE FRUEAR S T R AR BRI E. » SRR
BYE ORI, FEXTH AP E S AERR AN e B AR AN I SOE R ST .

BEFEE NP E L RAT A A R AR AR & FHE, T 2022 4 10 H
24 HEWR T AME RV SRR FERIMAR R ARG SN, RIEEZEAR
AFAEREBRICE . R PRI B R -

FE S PN R ARSAE F L B iR B JR N R GE Y BE 4 T, (HASIRAE
Bl — e m

BERS GO ARE AR RTI . BT R, 78 1R R s nn
JSEAT A ] 15 A B 4 AR S U B

AAR A I % BERL R 2 H T

AR EHIE 2022 4F 7 A 1 Hig® 9 A 30 Hik.

& E&mn

2.1 BE&T= MmN

B4 TR TR GABE IR E) ETF B

He4r F AN 007784

S (Y FAAITF I

FeaRARH 2019411 H 6 H

WA AARIES A H | 38,238,745.74 1y

% Hbr RIS F B T H bR ETF, R% IR
BHC T8 SRR R i B B AN IR R 1R 2 B MK

PR A ARH4N ETF Bt 4, FE@ERE T His
ETF SEIUXT PRI TR BN SR A PR ER . ABE G T 5404
ASFE S B I K 2 5 L 43 L e e 2 ) 4 H 257 R
B3 29 RE A B 1 7E 0.35% LAY, AELERER R




TR FPIE YA B IX B0 A8 5 T G FR BOIE ZR 5 6t i 4 ke AL 4 2022 SE28 3 s

ZPEHITE A% LA .

b &5 L g 3 v HRIE A G187 IR Bh F8 U 25 2 >05%+ER AT % A7
AR (B ) >6%

AU IR 2 R AE ARFEE N ETF B RS, N5k s TREeH

. MRS S Mg e .. KRS N

BOMESE, BB SHREE. LEARRITEETR
1) L ST 3 AR ACL A XU UL 2 R AT

HEEHAN JTRFEEEHERAF

HEFLEN b [ TR AT Bt B FR A #]

NEMPIEGIEEEE | PR e G WE) ETF | 1k e B3 YR Eh ETF

" B A Bz C

@R HE S RS Z AR
007784 007785

g

IR T RIS
22.284,759.87 13 15,953,985.87 1

FREARSE

2.1.1 HRZEESEREMR

He g ARR

J R IR A BT R B 52 S BT F R BOIE TR B B 4

jli

Fe TS 515600
FaiatE A8 o BIF I

Hp A RARH 2019 /-9 H 20 H
Ei%ﬁimmﬁﬁx [————

Esig=g i 2019 4£ 12 H 18 H

FEE N AR TR E A IR A A
FEE N Hh B TR ARAT A A R 2 7]

2.1.2 BAREE& MmN

a2 ER 7

1B SR PR IR O B9 B AN PR IER R 22

S ERERPR IR AL




R A SR A G I BN 58 ) BT TEAE BOIE TR 5 B 2k kR AL 4 2022 SR 55 3 A s

M. FEIEFEFILT, AHeE il it Ham
R 2 5 b 21 P AL M 22 T) 1 1 250 R v 12 2
Mg xHE/ N T 0.2%, FALEREARZE AT 2%.
AHh G FECRHGE B W10, RIFL IR A48 B
i P BRI RE S HA A i PR A S B AL 5, TR B
PR R BB e e AL AR Bl AT HE L P A 2
AN I G BB TR AR B A e e #5348 Rl A7y e 14 L 451
AMETF T HFER 90%.

b &t B [7 90 Ik S A G0 T BX 3 R B0 2

A MR, R S et TR G A
& AN E SRS, AESRMH TS

P
2N
o
&

IR AL 2 e SHNEREAR TR R R, BA S5hRmies. L
bR B EOT AR (10 B2 11 37 AR DL AU AL 2
fiE.

8 FEMFEIIMESHERI

3.1 XEMEHER

AL ARG
e
" (2022 -7 A 1 H-2022 4= 9 H 30 H)
IR S A A DK 2l J R G A K Bl

ETF B A ETF BX# C
LA L 2 -81,939.10 -61,421.41
2. 4 A -3,034,411.01 -2,073,527.07
3 MB35 55 4 A 20 A JH A ) -0.1271 -0.1285
4RI B B 1 E 27,663,426.56 19,745,642.84
5 IR Ik G B 1.2414 1.2377

TE: (D PridZ e SHahs AR NAWEEE 52 G 5 TsH, A

4



TR P IE SR A G OB 58 ) BT TREE BOIE T 5B 2k

GRS

2022 E5 3 TR

F G SEBriic 2t
(2) AT LB
) FHFRAH < B FHANE FORAE 16 5% 5 i 400,

fEA2 B 2

SRS (N T G

R AR RN . BB e -

In_EAS 2 e E AR S s

3.2 EEHERIN
3.2.1 B OHIFENR LIS FRIHNLST B A loas ZR i H B

1. TR IEARIFIRSE) ETF B A:

HARBN A2 feth
A A A 2 S 2

| kst
g | VREKC | MR |
. EE | | R
BB RhruEzE | Rl o OEE) @—®@
EAQ)) ® %6 R
@
SEE A
;5245* ' -9.52% 0.89% | -10.74% 0.90% 1.22% -0.01%
\ﬂ, L/\
;52’ M -7.25% 1.15% -9.36% 1.17% 2.11% -0.02%
o de—E -16.33% 1.20% -18.15% 1.21% 1.82% -0.01%
HE&E
[F] A= R4k 24.14% 1.24% 12.24% 1.26% 11.90% -0.02%
B4
2. T RRAEIFIRB) ETF BEEE C:
. A5 40
e | R | g |
N EEK | | FEEHEUR R
i B RBnEZE | RIS o OEE) @—®
O 2 %6 RIEZ
@
S = /N
’%2— ' -9.54% 0.89% | -10.74% 0.90% 1.20% -0.01%
S _\A/\
gz’ M -7.30% 1.15% -9.36% 1.17% 2.06% -0.02%
o de— -16.41% 1.20% -18.15% 1.21% 1.74% -0.01%
HE&E
[F] A= kS 23.77% 1.24% 12.24% 1.26% 11.53% -0.02%
B

322 HAESAREMKURESRHFENE KRR KIS RS LR E A

R
JR IR SR A B RSN AE 5 BT TR BOE S 5 B A e kS

5




R A SR A G I BN 58 ) BT TEAE BOIE TR 5 B 2k kR AL 4 2022 SR 55 3 A s

FUHAHE I K 5\l 43 LR R o 28 1 1 S Hoxs T
(2019 4F 11 A 6 H % 2022 £ 9 A 30 H)

1. TR IARIFIRSE) ETF B A:

50,46%
52,86%
46.25% |
20.64%
33.03% / W/
26.43%
10.52% *‘H f

| |I-‘

Mo
13.21%
6.61% M

_ AR

0.00% I by Y o

-6.61% i

2012-11-06 2020-05-01 2020-10-25 2021-04-20 2021-10-13 2022-04-07 20:22-09-30

| e RS ETF R R — LS|

2. T RRACIFWS) ETF BLE: C:

59,18%
52,61%
46,03% |' Y J||‘1 A
29,46% i
22 EE% { Irljmfu ;'IH ﬂf‘L-*J'L f\
26.30% Wl
10,73% &
13.15% | |
£.58% it
0.00% A 1 ™y

M{ M

-6,58% {

2019-11-06 2020-05-01 2020-10-25 2021-04-20 2021-10-13 2022-04-07 2022-09-30

|— &bl B — S|




TR P IE SR A G OB 58 ) BT TREE BOIE T 5B 2k

SIS 2022 4R35 3 RIS

8 HFEARE

41 EELHE (FEESELEPNA) TN

fEARRE & 1) 5
SEBMAR | iEEM
A2 14 H
G W FIR | BiEH | IR W
H HA HA
A HE 4 I I Fi G Je A, G,
SR, T FEA IR 2 15 78 5 4l A
RIRIE 100 WAE . AT KISIESH R
TRHOE A ANFFA T, WYHESRE
F A4 (LOF) BRARITEME, Tk
M4 AM@ﬁwAjﬁiﬁﬁm
o, TR DA, RER T A B A
ilE 1000 $5%% @\%%&Q%@E%@\
A R R IR /N 300 32 5 T
RS AT BE SR TR SRS
() HE 4 4 ZH(H 2011 £ 6 H 3 HE
H; Tk 2016 4 7 A 28 H). |k
WA EH Ik 300 A2 5 BT
HL2F A 5 Y QT L A S e S e
AN G E GZH(H 2011 £ 6 H 9 H
UEF 58 2 £ 2016 5£ 7 H 28 H). ™K
SRR | o PRIE 100 fi5 80 IE 7 BE
fiEM | LS 1117 234 | HEFEESLT(H 2012 4 5
H; Uk H 7 H&E 2016 4 7 H 28
EA R H). T & AIE E B H R SRS
ISRt 100 4R HIE I R A e i 4
KA AE SR ZH(H 2014 4 10 A 30 H
BRI E £ 2016 5£ 7 H 28 H). 'K
Feos . HROIE I8 9T 8 B0 e 2 $
IR IR A ReRe2H (8 2015 4F 7
IR R 2L H 23 HZ% 2016 4F 7 H 28
AR IR H). J-RPIEETREEEAS 5
b A T R F8 BOIE S % v 3t 4
344 R EL R &L (H
#H; TR E 2015 £ 7 H 9 HE 2018 4E
UERHEIIR 50 mﬁ9E)ﬁﬁ¢ﬁéhi
Rt 5 5 Y H P22 5 BT Fe B
AN G E %&ﬁﬁ RS TR 2 4
UEZF 4% B gk RE2F(H 2015 £ 8 A 18
EHEESR H% 2018 4F 12 H 20 H).




TR P IE SR A G OB 58 ) BT TREE BOIE T 5B 2k

SIS 2022 4R35 3 RIS

M, Tk E
ERHIAR 50
AN AE 5
VARISG= = E 1
EZF R BT A
4 R Uk
Ei i B
SLM, T
R HIE S AR
BT IREN A
Zy I
FeBOE S
e S B
GaHW; T
KHIEA TR
WA
W AZ 5 B FF
R EOIE
IR A
144
M TR
EfE M
HL28 A8 o Y
VARG R 1
UEZ7 4% B A
S B S
M Tk
Wk AT
et A AE
5y B
FRBOE S
A Sl B
G oM )T
KHIEA TR
CEWAAYEEE:
M=z 5y B FF
IR EOIE
i A
R
B S 7
2Bl

J7 R IR A R AR A 5 Y
TR EOE R R TR SR
EREEEESLH(H
2015 4£ 8 H 18 H % 2018 4
12 A 20 H). I~ &kKFiFE4+s
B A 5 BT e £
WFHEHEEEREELHE(H
2015 4F 7 H 1 H & 2019 4F 4
H 2 H). I"RHIESTE Tk
5 B TR HOIE 77 )
EeE kB EesERES
H(H 2017 £ 6 H 13 H=E
2020 £ 8 H 21 H). "k
WE 4 4g Tk 7 BT i 4
BAF R R R &L (H
2017 £ 6 H 13 H & 2021 4
2 H 10 H). J"RHiELfETT
6 oA 5 BT I AR HOE
KRS I ELT(H 2014
6 H3HZE 20216 H 17
H). " RPIEEiREZ PAE
5 BT TR HOIE F ) %
HeERE&2M(H 2014 4F 12
H 1 HZE 2021 £ 6 H 17
H). " RPIE4fEBHEA
5L 5y B I F BOIE 25 7 5T
REFREZAH(H 2015 F 1
H 8 H&E 2021 £ 6 A 17
H). " RPIE4efEBHEA
5T oy B I FE BOIE 25 7 5T

S RENKEREEES
P(H 2015 4 1 H 29 H=
2021 £ 6 A 17 H). "k
UE 4 F8 G a7~ A2 5 B I ik
RIBHOEFR R R SR ES
P(H 2015 4 3 H 23 H&
2021 £ 6 A 17 H). "k
UE A Fi 1] 1V 9 A8 2 B
VRGBSl d
B E_ &L (H 2015
£ 4H15HE 202146 H
17 H). JTRFUELTREZY T
A AT T B T R EE 7R
A R R S e e




R A SR A G I BN 58 ) BT TEAE BOIE TR 5 B 2k kR AL 4 2022 SR 55 3 A s

Z£H(H 2015 455 A 6 HE
2021 £ 6 H 17 H). "k
Wk A 38 I3 A KL AT G5 B T8
GRS RR A S e A H
(H 20154 6 H 25 H % 2021
6 H 17 H). JTTRHIES
e BRI A ) I I s 48 HE
FREREHEZLH(H 2015
£6 A 25 HZE 2021 £ 6 A
17 H). J7RHIEe TR 4R
7= 28 Gy B I X B0 27 %
BRI EE SRS
Z£M(H 2015 427 A 9 H&E
2021 £ 6 H 17 H). "k
U4 $8 X H B R U Rl
NIEHFHR AR R ELH(H
2021 4£ 6 H 17 HZE 2022 4
5 5 10 H).

TE: LR A U 08 2w o B SR H .
2AETF M SCGEM GIEFR e B ES . WH . mEEEAN R LML
AMEEBIMNE) HIAHRHE -

4.2 HEANXRENEZE BRI FEE R

AR I, AREEE PN TRE S (N RIS ENE S R ) S5H
FAFBHEM S G A R 2T S U B35 R AR e A, AR ISR
FIS B R ST R U B RIS P B B, AR A R ) KU B 2Rtk b, B A
FAANVER O A 2. AR IS s E SiE G0, M E e RA AR AT
N, FEE BRI G R A G R B HUE -

0

4.3 AP 5EIRHH

4.3.1 AP35 B RPAT BN

A w R BRI R R, NRAE 5 o WO N R ], JF
L S AT A TS S B B oA, ORIE A28 5 TR U R S .

TER T VLS PSP 7 T, W) ST T AR 1 4 A 0 R A B B % B AR LA
FE, BRHEHB AR D ACRIE T A R &k e, B0 A S BAERAGEH AT L
B AR, AR BRI TR A A 1 B R T . AR Gl AR, g



7R I R AR G IR S 58 5 B TF IR BOIE F7 5 B IR AL G 2022 55 3 FR[E AR s

Gy em Ao . i se. Bl ie . SRE-FET IR, Aok B 4
<o TR g AT L S X 47 ) el Al L 43 B8 5 B AR N B B8 5 By I R EAT S S M 4
LoV, SEBLECTE S 12 rp RS P s FE A% b 0 BB . BT AL o A Al RE
IS WS SEAE R, SEBLER BT AR ) 3 i 2

AMEWIN, ERRTZSHESAPITHR L R, ARKREHERZE] T A
PR, RBEAARTA LT HIAE 5 S

432 RER BT AT

AIREMN, RAFGEFRARBEHES SN AT M ST, FAHR
18] 38 5y BRI R BRIl 22 Gy B IR SR 2 H BSE R IY 5% I3 536 h 2 Ik, 4
KO A BT AL A DR S 5 AN AR A & R AE MR A5 5, A R A
JEAT T H AR

ARG AN, RKRIMAHES A 15T BN A FAE 5 AR 2%k 10 7% 58 5 -

4.4 WEMAZE S KBRS RIZE ST

2022 5 3 TP, KA 2 FE_HWMIHHR KRR G, EE AN
Zu IR NG R MR, iR BRI, O AR A s Fe AN 2k
13.44%. MHIBIRECRIRE, Ko EREIEERE KT/ iiE i 4. AR KRTE
SR 300 AU AR TR A Nk 15.16%, ARFR/NTTEMSEHIENE 2000 4l a FE %L
TRk 10.66%: MRISIEERIKE , M E KR RILL T oK ), EHIE S 4 e
FREC Rk 17.93%, EUEE SR FEECN 2 10.37%. 2 3 FEHIEATR 0T
N 1.15%, 5 EFRFER 1.34%AH ELEUIS, T ARG BRFE A BT T B

TERN ETF B S, ARG FORIEHUL M0 RN, FERAAR ETF R48
KOSy e, (a B hIAR %, (RN RUAR ST Aty B R e i 4 ot e B[] 5 [R] 3 %t 4
HOR B R AR A, PRI SRR ERR 25 . ARKE S ARG B2 ik e 4 61 35
WEHEH, DAE B N JE A i AR REA, U R AR 100 K
EH AR BCEEAEAREA S, KRR R RHE GRS I A BT AR REREE A KT
[REARTE S

TREUS M T, MR BRI DA K 5 B g 45 A O 10 B AR B AT oMb e S o I i A
ETELE], T AR E AR E R R T K KRS, B 3 FEAE R S A AR R B
TRECERIE N 11.29%, HIBREEAT S, FRERE AR 1 B B85 F R m (K T 1 7

10



JR P IE S A B3R XA A2 5 Y TF TR BUIE FR BT R 4 2022 AR5 3 FE AR

KV, RUIAT LG RO RE UK

R IR BHEIETT I, AR eI T G R EOR, INE R BB HH I,
WSz [m] e ple iy IBE R B 5 A, AT AE R WA AL S AR I RE [ A, s AR AR R ok
RN Ao

45 MEBAREEFNSGRI
ARG, AL A BEEMHFIHEE KT N-9.52%, C HESNHIFEIE
K- 2-9.54%,  [F] ML 4% L R eI 35 2 -10.74%

4.6 MEHNESTFE ANGEE ST = HETE RN
AP, RS G OR IS A AR H 2R S0 B A N B AN i A B
HREHE AR T LT TS .

& BEASWE

51 EMREZER-AGHER

oh 2 4 S B
Fr5 L H EHOT)
(¥ 51l (%)
1| AR
Horpr i
FAFES
2 | BeHE 44,989,080.42 94.55
3 | M AR BT
Horp: fiie
B SCRRIESR
4 | REEIRTE
5 | &RbATA B
6 | FEANRESHT
Hr EMEVAIIPYN
xR BT e

11



R A SR A G I BN 58 ) BT TEAE BOIE TR 5 B 2k kR AL 4 2022 SR 55 3 A s

7 | ARATE RS H A A A 2.562,176.99 5.38
8 | HAthwEr~ 31,979.24 0.07
9 | &if 47,583,236.65 100.00

5.2 HR#E HAinE &4

SE S

i g | BE | AR | P
44T ‘ ‘ A B

] FKAE | T7 (JT) B

(%)

J7 R AR A 1 O i 3 2o | TTREE
1| S mmIERaiEs | | BT | EEAIR | 44,980,080.42 | 94.90
UEFF B A4 - et G

5.3 MEMRBATWARNBERRAS

5.3.1 EMIRZIT U RITABRERRA S
ARG AR T HIRRFFARANRE.

5.3.2 WEMREATW A RNB BB A BRI TS
AT AR R R R 8 I A BB 3R SR

5.4 REHIRIEA SMHE &2 EF =3 E AR/ HRFRIET 42 BRI 40
AR EAME AR

55 EMREFHF MM TRNEFRBHE
AFE G WIR AR 657

5.6 RERIRIEA SOME GBS T3 E B/ HEF R T .48 S5 5 R 4
AFE AWM WARRFFA 57

57 WMEHIRIEA RME G E ST FELHIR/DHEFRIRT+ 42 B SHFER R R
Gk
ARSI A T IR AR AT B SCFFIESF -

5.8 MEHRIEASIME HEEF = HE AR NRFRET LA R SR BEHA
RIEGAMREHIRRFFH SRR

12



7R I R AR G IR S 58 5 B TF IR BOIE F7 5 B IR AL G 2022 55 3 FR[E AR s

5.9 MEWIRIEA SOME GBS T8 IR/ HEF R8T LA BGER % B 4

AT AR T HIARARFFARALE.

510 REMRAESHRBENBRBEH R ZIFOL A
(1) AREEARMR G AR RGBS
(2) ARG ARET N RIAT BRI 5 -

511 REWRRAESBENEFRIEI 5 B UEHA
(1) ARHE ARG IR AR E U5
(2) AESARET N AT EGUH 5 .

5.12 #RHAESREMHE

512.1 N, AIEEBB AT+ A UETF 1T EARR G E ]S

T g H BT — AN RZBIRIFREDT. AT

MERRFAE, )

5.12.2 AEGAREIARB TS, FILAFAER TR T2 KRS E S FM
TE I £ 16 B S R (A L«
5.12.3 HABBE MK
75 7K &HI(OT)
1| fFHREE 1,541.31
2 | BICIESTE K
3 | UBA
4 | RIYSCRIE,
5 | NHCHRIEEK 30,437.93
6 | HAfRIOK
7| FEESR A
8 | Hith
9 &t 31,979.24

5.12.4 &5 BIRFER BIAL T 55 I 30 0 v #0555 B 40
AN F AR A WA AR AR AT AT 5% 30 A AT e 4055

5.12.5 R FHHIRAT 14 B = AP AR TIE SZ FR AR L Y i

13



JR P IE S A B3R XA A2 5 Y TF TR BUIE FR BT R 4 2022 AR5 3 FE AR

ARG IARRFFAT ISR -

& FHAESHIES)

Bhr:

i JURMRASGIRINED | R IR ARGHT RS

ETFERHEA ETFI#:C

iy ST ik < A AL A0 25,184,356.52 16,438,711.53

I e T 1) s <5 s DU 47 65 478,992.38 1,986,654.53

Pie At ST 1) e <5 B ] 47 3 3,378,589.03 2,471,380.19
et I () B AR A BB A (4

WD LL -7 3HA)D
e S OR e <5 43 0L A0 22,284,759.87 15,953,985.87

¥ EeBHANZHERRESHESEZSHR

7.1 ZREBEANFAEELESHIEINENR
ARG WIS ARG AT S5

72 BREEBEANZHBEAREIRLEESTZYIH
RGN, REEHEANAEBHBA RS G B, R ECEEA RS
5L o

8 FEXMHFEXR

8.1 #BEXMHEZR

() o R I S v e sk A B3R SR B 52 5 RO T SR BOIE 77 4% 51 2k
R o SR R S

(=D (R e A BFT X Eh 52 5 BT TG IR BOE 7 5 58 2k e i Ak
[ )

-
i
o

14



R A SR A G I BN 58 ) BT TEAE BOIE TR 5 B 2k kR AL 4 2022 SR 55 3 A s

(=) (xS HAT IR =T B2 0l 55 A )

PO (R Ak Je A A0 HT X3 28 5 B FE HOIE 77 % B B g R B 30 T
B

(4 FEE

() G EH LS BARALAE . B LI

(B BEFE NG Bt E . Bk

8.2 FFJHE &
JUMTEERR X BN KE R 15 R [E B e s 31-33 %

8.3 HFHX
LA R F SNV (A e T & ], T4 AR I SE S B
2. AT B KR4 F NP www.gffunds.com.cn.

JTRESEEFRAF
ZOZ_=Ht+AZ+H

15



