FLPIEEEHEAR BB BBIESF R R ES K EABKEEE (A RGHD

& m BRI E
Sl F 9. 2022 4F 12 7 23 H
EHHE: 2022412 H 27 H
IEREARESHEEREL, RBERHBN—F 2.
EHB B R, FRE BB BEHE .

—. FEmBENL
LW FESnriiE R B O BTF Bi | 4R 009179
L ET R R R I R
BEEBEHEAN SRS E AR A A HEETLEAN HHERAT I B IR A F
HEEEFAERHE | 202044 A 22 H WG A ETHR | -
FEHRA JRE 2 A 5k AR
BEH M IE IR FFBUTZR A FH
FipEAEEAR SR EL
2020 4E 4 F 22
REenwE X1 My Hi B3 FaH
TEZR ML H 37 200946 H 1 H
FEHERRE SR SR
2021 £ 9 H 24 H
Henm B 1 ) H
UEZE ML H 31 2016 4£ 6 H 1 H
(EAH) AR HE=FFHIXNH, HFEEESHERT LT, E2e6F
HEI& 1L, THE AR FRA NKSH R E, EASEL S FESmTHRFE A
KRS 4 A5 RIMHRR o 25 Jm i RV B R 5 T e R AR AR, a2 ik e
Hohl P T BT ), DA 35 4 T A2 I S R A 5592 A A A 3 1 R E BRAT
(GEEEF) B EF RSN, ELE 20 DN TEH B ES M HRA A%
AN 200 NEGE BE PR EACT 5000 oI, FEAE TN 2478 E IR
WP DA ER, LR 50 N TAEH RBLRTRIE LK, (EE&ER) &ib, TFE AN
BiFEA N Kt ir &k,

=, BEERSHERT
(=) Bt E R S5 R

B RS E B 9 SR TF MG S 4 P e SR B SIS B H0) SIS 4y
.

W E BT HAR BTF, SR EREAAR R E 8RR I 2 B SRR IR Z K i/ ME,

B Bin NP : NN ,
T34 HI8 BRI O B BE O X {EANER TS 0. 35%, FFALERER IR Z2 AT 4%,

AIEE VA H bR BTF e 8. ARIREUs b B L i il e CEAFFEEIE, THD NE
RN TR R . AL, NELFHSEIAR R bR, ARG DB T Esm i (B
GIMPAR  AFFEFEIE S A 28 vh [FHIE I oA R AT BB ATAE T A OBHR 5.




=y

7% S8 HHIE  ZHE P8 5 BTG R BOIE R BB G R AU & (A K30 6™ i BRI HRT

\3

IR figRB e (EAL MOTBURRL. &b, Mk, ARG k%h. wT
Fefios. WIRRHGUR. RS IR SATEHE . ISR IR B IR . BRI
BB ZRAE) . SOV SCRFESR . BRIl BT R, Bl ™. DL EE
W2 VR IR AR B AR G Rl TR ((EAU & ERIE 2 A R E ) 6
ARFe G A E R & & FMZ)E, 2 5B ST RLIEIE S B A I.55 .

IIE AN B E WU BLR SO VESE e st ot fh, S BB ATIE SR 7
Ja, ATELR IS B
ARH AT B ETF A5 EUBIAMR T2 & 507 1A 10 90%; RRNA2 5 H HALEER
AR WIS S LB IS A TN S PR, FPA e s I H AL — 4 LA Y
WURH 25 (K LI AMIC T B B 1K 5%, Hrh IS A ARESE &6 A7 HIRIES .
ISZVAT E R 5

ASF b B 2O HIE B PR B L AROR AT e R AR

F BB RN

BEPANCE SR . AT e H AR ETF BOBIERE 6. R T H AR ETF SEUFREI$5
HOH) SR IR ER o A0 PR bR EA R g i 0 U O R R At DL 3R B R M 28 R £ B H AR T
TRVE ], < PN S SR A B It S R 128 2 1 — 2D K FER R s R AR,
ARG EHIEGI WS MR AR R KA E, P R — 2T H s
75 SEOE S — i3855 77 sGAT B AR ETF KL AREILGEE S 5 H iR ETF
BE WP AN, BRI ER, DGRt Sl
MFACRIER R, AR AERAW TR b, S8 E VR AE B A A S
Jia, TG EA R AR IR R B AR A o

ATZE AR AR TSR DY SE A M SEBR BT AR, AT rT BB BRI 02 . RIS AT
AR o AL SRR KU B BRI, R ER RSB . S TEERIATAE R A
LIHATAE By o

B SCRRESF BB RN AL IR G BB M AN RAT A CCRF B I RS R
BAERER, FEMNBAE ARG LA S P SLe AN B BIIESR (48 5 07 2.
A ZE MR L S5 5 TR B8 77 SERFAIE 27 (0 KU S YRR DU HEAT VPAST A8 P A% ] XU (K 15
DT, BEBT A EEE L], EORIER ™ ZEMERTRAM T, DIISRAS R IRE I

R BT S RO IE SR A e 9 S AP SRR H bR, R0 96 KRS By ¥ 2~ i fR R
RIRTIR T, AT S rIRE R B & E 2 SRl 5T & B IR AL 55 . IR GOk A
IS OL S BT R G S5 ARSIy s F I . A IE SRS PR DL A R R
A BRI E HAEIE SR AOVE S SUIBRAN EE A5 o 5 A 5% Rl B8 2 e R ol 55 i i Uk AR AR Ak
A3 el AR E

NI {=a 83

HRE R B R PR RO G R X 95%  + ERATIE A AR 5 A2 X 5%

R 2 RRAE

ANFE N5 S PR T 9% ETF (IR IR, B0 I Bt T3 Sl 32 B 2% BTF ok
SEIUR AR R B SR R . PRI, AT A SR IS il 3 B SRR 808 5 S iiE
T EH 3 ETF R BUETIMOG . AKE G AT 85 XUBS AN A 2 = TR A T <6
AL B T 4

(O) BRASH-EERR/ KR EER

%25 k5

=




7% S8 HHIE  ZHE P8 5 BTG R BOIE R BB G R AU & (A K30 6™ i BRI HRT

HrHAE T R EER (20229 H30H)

[6.72% BEwmmENEHE el — —
0.60% HREW
0.60% Rk &M ™

=,

T— 01.00% &85

[e Batl @ KHEAWEF o HERH O RATENANGHEAT]

(2) BEEERERLUR/BETFE () EE&TERIGHENKE RS RIS B B E]

ﬁ?%*Ei%?ﬁﬁETF&EAEﬁ@@&Eﬁ-&$’—E I?IE)HLQH:&EPELB[%$ AU B (2021412 A31

%
70.00% \S:J N
3

60.00% =Y
50.00%
40.00%
30.00%
20.00%
10.00%

0.00% — -

-10.00% ks 85

3
-20.00% %

o

2020 2021
[wpiEigEs mliEE R

TE SRR SAMCRARRKI; & R AR S A B AR Y 24 5 SE PR Ar S0 T 5
=, BEAESEY KR

(—) ZEHEHRTH
AT 2 FHAE DA / R /D [ i i A AR

B (S) & AD
dar Byt JEERR (D ek TR/ R
M<500, 000 1. 2%
B 2% 500, 000<<M<<2, 000, 000 0. 8%
(AW E) 2, 000, 000<<M<<5, 000, 000 0. 4%
M=5, 000, 000 1,000 JG/%E
- N<14E 0. 2%
2]
<N< . 1%
CEU) 1 FE<N<3 4E 0. 1%
N=3 4E 0%
N<T7 R 1. 5%
Glats 7 R<N<365 K 0. 5%

203

=i
H
o
=i




=y

ORHBE B

\3

7% S HHIE T ZHH B8 5 BTG R BOIE 3 BB GO AP & (A KM BD HE ™ i

365 KR<N<730 K 0. 25%
N=730 K 0%
(Z) E&BEMEREA
AR 8% DR TR & B0 4B
% FK5 W5 R/ R R
B 0. 5%
FEER 0. 1%

(EEEEF) ERESEEMRNEEIES . S mgt. Bl ArRsiih #3k,
SEG MR AR, REE ISR, MR S S~ LA (AR EAR
FoAt % A TAFWH. HER IEER. 9. PEE. FREMEe A HEAMSEUE R A, 3
ERIARATICRIZY A, B iIr P M KP4 S, 1R E SO e AT (k& & 1RD)
295E, W DAL G B SR AR S

T ARSI TR BT H b ETF (3R ANSCUE B9 ARGk I 7 rh 805 T H s ETF BOER 70 AN
EIRCE E
RILGZE TSR B AR MBI, PR BT B 51 kR .

M. REERSEEZRR

(—) R~

ARG APEPATFIIRIUE . $ 5 FH P Ret R T A & .

PR A, R W SR G I RN B B ARE G 1) () S & St

—) AREEERA IS

A4 )y HiR ETF (GRS, FEOE 5 T Hbr ETF SRJJR3KAG 5 HAw ETF BrefER AR 48
BRI PR as 28, I H bR ETF A%eA RS g AR G e a KU . fZ BB, BTG AL T2
HiAx ETF $H5F U0 PREFE a0 4 5 IS i1~ 25 [ml 4t 29 10 ARG« AR B4R E0 3l (R ARG . BE 4% BT
B [R5 B A 25 e B RURS: A R AR HOR B 0 XU 8 E e LA 452 LE R 55 B XURS: Bty B R 1)
RS A5 T H A% ETF B R

AL AT T Ae BT B S AR ST AR o, T B RS 2 s KRG . sl e xR . 2
U PRIES A . Delta K. Gamma JXURGZ%E

AEEZ 5B, KUTIHIREZ S, MU SEARL 5 i 7 e s R RSt E], Pk
WEHAMC T BRI ERFEOREL R, X Bl “HTHT” 0977 AR B S Ra EE BER Y T s 2ok, B4
2 55 iaiiE o7 HAE SR T IR sh P XU A5 XU 1T KU

ARG TT 7 SRR, T AR B AR AR S e 21 RSk AR LB R B e PRI e M . R AMIE
AT AR R AFAEAE FHPPGORRS  IXURS B 0 AU 92 R 5 o

AR RAAIEE, RIS R T SHRUE T AT SR, FEAFRTNS AT £ 1) XU Bl &5 AT
W B, HEEAGRE, KRR ESWIFAH TR BEFHFR T TIME, BEH LR TESRMETT
EAT AR BT RS o AN KL G R BT S\ () A KL & i TR A IR B B & & R A S 3 e, KB4
FRAETTIARYE B S5O JOE & AR, I R T SR AT A AT RRIRE [ I S A A0

EE&ERAMZ HE=ZAFRRNMNH, HEREEFEHEMIT 21470, BeEa R A& L. (EE&EER)D
A=A S AR ARSI, IS 50 A TAE H IR S e N BCE AN 200 N B 24 B8 = 13 {E KT 5000
FTCIER, (EeaF) 2k, LFATFESMIRE AR TR k. ik, Ry mihies Fn]
e 2 1 IR AN o PR AU

AT TR SRR, B FAd AR B8 T IR IR 1T 1 I 5 0 i <0 P T W Py 3L [R RUB: 48, A AR
FEGRTAPFRIRUER, AT IR G B AR RN M R IR B L 2 I R 7 i X, B e S

o4k 5

UASEPAN




o

7% S8 HHIE  ZHE P8 5 BTG R BOIE R BB G R AU & (A K30 6™ i BRI HRT

\3

AR R AT AL AR A RS o
T ESEEERE P RS, iR E XS RS BRI BRI AR X
AR DX A XS

(D) EERR

R EAIE M 20 A SE G SRR TR, R AR WY O A < (7 (B AN UL 25 41 H S BV U T el ORI, AR
B T AL A KU

B S NI IR ST L ISAE L T B R  JE E BA IS B I, EARIESE & —E BF,
WA GRUERAR 2 -

B RRE BIRE G FRAREMDL MBSOV A AR SR SHEN.

FE R E B AR EN, EEE KA = TAER W, HAREE R TR,
S EBNEER K. B, A EM LR G RSP TE DR REAFAE — e RO e, W Jes . v
RIE R RE S, BOE RN S 8 BN RAT A SRR I 2 5 55

fi. HAhBrpERG R

DL ZRE W R s S B A R A T B /7 Muk: www. jsfund. cn; ZARHLTE: 400-600-8800.

I (Gl 32 23 2 28 5 BT G IR B 2 5 ot B e R AR S R S 6 A

(52 SR IE B0 98 5 BT IBGRUIR BOIE 5 4% 7 2 4 e U R S 3B B sl)

(38 S IE 3 B 958 5 P I AR Bl J5 4% Bt i e i N L S AR 55 UL A )

2. EMIRY, BAEESRERSE . ORGSR

3 BEEMEBIE

4, BEHEM &R T

5. HAhEHEZETIR
7N~ AR LU

RYE (AT HEEIEF R R SE B EEHINE) PHE, RRFEEG SR TR & 5
PRLEER. ARSAFAEMUK/ BT+ (B Fe R IR K5 RIS HL RS E 0 TR
SIENSE

F o5

=



