W ZAREFERIEFRREE
2022 3 4 EREWREG

2022 %12 A 31 H

EEBEN: BNESETEERAF
EEFLEN: LHBRITROERAF
WEZEHHRE: 202341 H19H



BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

§ 1 HERIR

G\ (T 2 SR A R 5 BT R AR R B 15 P WA S IR,
X HE P AT FTIEME . VR 5 B AR AN B S8 AT

SR NI AT G0 IR A RURAE A S S A TR, T 2023 4F 01 7 16 FIAZH% T AH S
SRR PRI A S SNE, (RN E AR RITR. R PR
#E R

ARV LRSI 125 PR B0 0P T 1 00 3 RS2 I B 7 (PR R A e — S R

HES A SRR HAAEI . B, 484 1 1F B0 s Bl 740 i

e S AN AR LR

AR M 55 SRR A
AREHIE 2022 £ 10 4 01 HigZ 12 A 31 Hik.

§ 2 HE&7= MR

F &R R AR5

4 F A 006767

LY (S LRI

SaA A M 2018 4F 12 A 25 [

et BIR B S A0 B 300 1, 568, 447, 183. 43 ¢

% HbR TEPASHE G B I RTEE T, @I AR RS s B, 1Bk S
L AR IR

Erdrigs il AT E BT W 7200 5P AT B0 AS AR B A 2R B
MeE . AERSEMFRTSESRRE TN EE, gL E
PERUE BRI T B, TERT G5 R R BT 78 70 W1 78 LA BAIE S
T3 K R R A AT RO W ) Bt b, B e B AR AN A2
Sl 1 WS 2l 8 = 2 ) () P B A sl R A2 Bl A 5T 3 BT A 4%
VO, RIEIEHAE AN, ot S il 245 F A 2 AAR S
HEETRNE, TEORIERES MBI RTIR T, RIS B ARAL 1
PRIZER, MR TS, FRAEIE GRS T T AR Bl
23, HEMSS TR BUGE A BE s -

b4 L Sk v H SR G AN TR R R

AL 2 AR5 AIE KGR GRS, HAUH RS S5 K T 58 i i 2k
&, RTREMESARGHES.

A== N SR 4 A A PR

BEFEN TLIWERAT It A R A 7]

§ 3 EEMF MBS HERIN

%20 3L 1l




BRI SE AR AR R DO R T 4 2022 456 4 FEE A

3.1 XEME& R

Hhr: NRot
EsE JlEas N WEW (2022410 H 1 H-2022 4 12 A 31 HD)
L AR S 2 9,493, 513. 57
2. 2% HF -454, 952. 58
3. IOASF 34038 4 4 AUAS HA R 3 -0. 0004
4. AR G 0 1,907, 427, 104. 79
5. WIAR I S HdHE 1.2161

v AW C SRR R AR SO . B . HAtN CAE 2 e iME AR S aT )
FHERAR < 37 RTAME IR A5 5 A (AR, A A D9 A s Bl as in EASI 2 se (AR i
2 Frid 2k e b SHEAR AN EIE R NN EEE 53 & A 0, TS LRl e /KT 248 T
PR

3.2 HEHERN
3. 2.1 EEMBIHER KR RH 5 RS B sl aE R 1 L
MY 45 b e
FEE KR | AEEKER | SRt
i B \ IS 26 2 b OE6©) @—@
® PrAEZER) | HEIREE G
HEZ®
HE=ANH -0. 15% 0. 07% -0. 60% 0. 08% 0. 45% -0. 01%
I ESNNH 0. 78% 0. 05% 0. 12% 0. 06% 0. 66% -0. 01%
A4 2. 05% 0. 06% 0.51% 0. 06% 1. 54% 0. 00%
oE=8 4. 21% 0. 06% 2. 55% 0. 07% 1. 66% -0. 01%
H3E4 5
63. 81% 1. 69% 4, 23% 0. 06% 59. 58% 1. 63%
o sy G e

T AILEHNLSHEIEAMED: PR E e duia

3.2.2 BEEAFAMMRES RIHFEREKEAZ K HE RN SRR @
B LB

#
w
=
b
=



AU I AL (R I S 08 2022 1555 4 FEERES

PR S DT AR TH PRG3R (R 2 T e ik A i =5 10 [ S RE 3450 LE

63. 00% e
,_,—_,—'—'—'"_"'_
a —
56. 00% T e
—ﬂ'\‘un.f\“,._ ——

49.00%

42.00%

35. 00%

28. 00%

21.00%

14.00%

7.00% .

S e _\_H__‘_'_\;-L.___,,__n..__.f—"“_“‘ e
ro— ——
4 —n e e

0. 00% {==—= -
Ly o4 [s=] o =] =t — i — [ [} (=) - ~— M~ o4 (=] L — —
(o} - (o] — od - o ~— o — (=] od o (o} o od — (o} - oD
D L T
— (=] (=] (=) — [==] (== (=) (=] -— (=) (=] (=] (=) — [==] (== (=) — —
6 & & 4 4L L L L & XL I T T i1 L L &4 4
— — — — — o o o o4 o o4 o4 o o4 o4 o o o o o4
(=) (=] [==] (=) (=] [==] (=) (== (=] (=) (== (=] [==] (=) (=] [==] (=) (=) [==] (=]
(o'} o4 o o o4 o4 o (o'} o4 o (o'} o4 o4 (o} o4 o4 o (o} o4 o4

|[—RASHES R AREKE — RIEHES RS EE

T A EERME, AR T RN EIAMR T 2T 1 80%, A7 Bl LUk 21 H £
1 FE LA IBUR R M T EE G BB 5%, IS A OIREE AT & AR IRES. FIR
HIEEEE . AL OO, SIREATaaRZE.

3. 3 HAhtr
X

§4 BHARE

4.1 RE&2E (RESLIEPN)

AR (I 4 2 BRI | 25
AN | BTA | R

A | W%

WL

BT AE 22, 16 AEa AT I E:
Jio EMEERFAEMEARIT. RIARIT. K
EERAT. HRHAT. BRI A F
SR . 2017 4E 11 A INAFRA

Ao 2018 4 2 H R4 TR e ALt Tl
WEe . WM E MM e e
23, 2019 4 5 H IR F2 34
- 16 4 |H & WIIF I i 27 28 ke sUE 7 45 B Bk 4
3422, 2019 4 10 H R R
REHE GG NE SRR IS 34
2P, 2020 4 4 H AR S 2l
AR R LRSS, 2020
fE 12 H AT RF] 87 AN H & HiT
RS BIE S R R A S 1 e A,

2021 4 9 FAEATARIT 57 1-3 4 EIF

20204F 4 H 7

gk ¥

B> B

B Bt
o e
=




BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

TR ORI R I & I & 247,

2022 4 9 HEAFR 5T 1-5 FHEE
M E R BRI R RSN R EL

H,

e 1 ERPAMER AN A FE R REZ H
2+ UEFF AP AFFR%H MEIE SR AR SAT W A AL 22 [ B AR R U5

4. 1. 1 BIARFAERE R E I R A S I0 R &2 H RN EH ™ RIE R
AHE RS L PR AR A S 08 74 B R P e 2 B

4.2 B ARG A AR SR M A 15 LA 3 B

AAREWIN, AREGEINKET GEFRE). QEFRRESER) . (FEEERD) MHEMta
FIEEEMIIIE, A%F WG Badc. kR MENEBEAZHEER™, £a
A ATSE N RERIE T I OREAEE, 55 7SI S @A NIAI R, ToHa =5 2k e 4
FEH AR IAT N, FeBBtuR . S ] At A a1 a8 RIEU R e & R RHUE .
BEME 25 R R A YR, ARESE NG SETOR “WERE. BaEc. SR
o RIS GEFRE). GEFHRIE SR SRR RE, 2 — 2 hnam RS B 583 I
MIEHIR R, RSO B NSRRI E I Bl .

4.3 AR HE T

4. 3.1 AR 5 ERPAT R

ARG HIA, AT EE BT SR G R PATHOGERE M S AR, ERRE
LR BRI S HPAT AT NIRRT DN AP G BT AR S, B ORAT R
AEETEHE. FR, AFEXAFES G AR A 2 5 DU R ) (B fide)
it R Z R BT T 0
X RIAAE 5 i 0r, AREHIN, AFENEEBTAREAS GEaERREt &k
Sb) , BSUANZFREAN . AFEREET (HAL 3 HAL 5 HND AJF5EM A8 5 FIIEZREAT
TNZEINT, FFE RO A 5O RS S B VA I A R AT TR T, RAELE KR
HHOL
X RIAZE 5 8 53, ~ FIRTR A RS A il H R A5 5 CBIEREEMGIR) 1SS S i
6] LGN AT THREAM DM, REERFERFIL. AREN, MAETARRAESS
52 5 T AT a0 A H 1 58 5y BAE e 1 B30 RAZ B AZAIE S 24 H RS R 5% oL (52
LR IR R &R .

#
(@]
=
b
=



BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

XFBAA R4 SCHAT I — i IS5 5y, S PR G B PR F R EE L E R S
FIAO A ANECE, SRR EEAs 2 IC A JER D) SRS A B2 14T 70 T

4.3.2 RERZ BTN E TN
ARG N, REIAIE ¢ 5 HA BB A G 184 7] 5 3 BN 2138 5 AR i 4k ) 7 5
5 o

4. 4 |5 A E SR B RSB ED

2022 PR, EAAHE FATERIABOR, Wi, 2R, Wt &
RH 2, BAABERWY, (FIKIBRIESS: 0o, B asEEne ~7, —siiEsrs
T MATHURS, U7, AR AT R R AR K B AR B

[l A 55 i 5 T, DU A5 T 3t BUASOR PEe, 52 B e it PR [l DA B 2K
FHLERIEEm, IR G s R 2 e R K EAT, Hb 11 AP HE 12 AR HA,
iRl 2 fh 2744 AT 40BP oAy, e EATHREEICONREIZL. 12 A SRR RATINRES 6 9
BRI R 58, (27 B H I T A

AN R I G BRAR AL A AR A YT B 5 THI A DRSS B e, X 53 73 T 37 T 6 14 1 R L

4.5 EHANESKLSRI
R E AR HIR ] A 2 I S AR B N 1. 2161 TG, AR WFE S A4 (B 1 K %2 Ry -
0. 15%; [F) V% b e i 25 56 0. 60%.

4. 6 ME N EEFA ANBEEEE B E HE Ui
ARG AR R R AR — AN LA F I A AR — A 2
PP AT T A EHIR
§ 5 WHEASHRSE

5. 1 MEMKREEH~AHEHNR

s i H e ()

ok 8 4 B 7R I B 45
(%)

1| BLEERH - -

Hodp: B - -

Fe _ _

] 5 Wi 2 % 1,773,800, 010. 36 92. 96

Hrp: fiidf 1,773, 800, 010. 36 92. 96
B FFUESR - =




BRI G AR Al 51 07 R IE 7 43 BE

Hhr 2022 5 4 FEEWRE

Rl B

120, 027, 428. 19

6. 29

e SR IR T R B el e

BAT ARG H /AT 61

14,312, 914. 92

0.75

HAb 5™

2,399. 05

0.00

it

1,908, 142, 752. 52

100. 00

5. 2 AR AT R B ER R AE

5.2. 1 MEB KRBT WRKBARERRHE

AIE G IRARFFAT IS

5. 2. 2 MEFIREAT W KB BIER B BRI RAE
AT G A WIAR R A HE R B 52

5. 3 JARAE A SOMME oy H 8 5 7 15E LA K/ INHE e ) B S B B 4
5. 3. 1 MEIARIEA RMME o Ze 7= 1B L5 R/ INHE P U B4 RER 3 9 4

AR GAREIIRAR AR -

5. 4 MEMREBSF BT RORERTAE

5 it A

KReME Go

e HHE ] o)

1 E K i g5

14, 994, 069. 77

0.79

2 AT

3 &R

1, 758, 805, 940. 59

92.21

H: BURME SRR

630, 454, 363. 01

33.05

ik i

Al FE YR B 0

T

A (AT S

L7 2

O [0 || |01 ]| >

Hit

0| it

1,773, 800, 010. 36

5.5 WMEHIRIE A RME G ST HE B R/ MHEF BT LA SRR A A

Fe |G| ks (HE G | ARtE Go) | HEEEFSRERE] (%)
1 220211 22 [EFF 11 1,500,000 150, 807, 657. 53 7.91
2 200203 20 [EFF 03 1,000, 000 104, 650, 356. 16 5. 49
3 1828003 18 i AT = 1,000, 000 103, 364, 109. 59 5. 42

2% 01
4 220407 22 K&K 07 1, 000, 000 99, 510, 410. 96 5.22

& T3k 1l




BRI SRR AL G RUE SR 58 R < 2022 58 4 TR

20 -2 ARAT /I
5 2028019 :Ei K 900, 000 91, 196, 136. 99 4.78
fit 01

[$)]

- 6 EFIRIE A SME GBS T8 B RN HEF I BT+ 48 B SCRRIESF B R
B2
AT AR IR ARFFA B SCHFIE TR -

o

T REWRE A RNE S ZE ST HE GNP LA SRR T AA
AHe o RIAT DT B IR BT

()]

- 8 ME AR A SO E o F S T35 LI R/ R BB T 4% BUIE BB B 40
AT AR IRAR ARG

ol

-9 MEHIRAZ S BB BRI B3 57 15 0o i B

ol

9. 1 ARG R FEBUR
AESE RS HE G5k,

()]

- 9. 2 REFIRAZESBETH0 E U L Qo5 26 9140
AHE SR B R %

[$)]

- 9. 3 A HE R B PH
o

5. 10 FEASIE ME

5.10. 1 ZEESEBKIEHRIEFRIRT EHAH LT HAWREMTIVLREE, B
FERE S Hi—E NI ATHER. LTHER

ATESA VIR AUESR T, B RAT B S R AR, R ] AT —
ER BB B ATFETT. AT T

5.10. 2 EE&HRHE W+ RERTE NES S RAMER FIEBREE
075 JT A AT - F BT T 44 P S AT b 2 R R P A R P S P S A BB 5

5. 10. 3 AR =4 %
75 B &8 OB
1 |fFHRIES 2, 288. 14
2 |NMISCIERTER K -
3 | -

#
co
=
M
=



BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

2SR,

2T K

110.91

Fot SR

At

o |~|o|o | e

fif

2,399. 05

5. 10. 4 EIRIFH B4 T 5 W I 7] 3 #5155 A 40
ARSI AR AR ST AT AL T F I ) ] #4555

5.10. 5 A HIARAT 14 B 2= P R FERIE S PR 18 0L ) U A
NI AR IR AT A4 I 2 A AESIE 52 BRSO«

5.10. 6 BFEA SR & LR AL SCF IR I 2
PRIDY & TR, P52 A i it o i o 4 L ) 3 T A ST ] A AR R 22

§ 6 TS M AR

AL fy

T S < L A0

1,236, 477, 583. 12

i 7 Y300 I i < E D

409, 127, 629. 20

ek ST 1 s < B [y 45

77,158, 028. 89

T Y1300 ) 5 < 7 20 AR B A (A7 B0T0R
UL =T D

T YIS AR <ty U 0

1, 568, 447, 183. 43

§ 7T EEBEANCHEARERRAESEN

7.1 REEEARFHARESHFEHNER

A S SRR G

AL
5 HA A ) B AR AR
gg;;ﬁ}gm 189, 469. 73
i 5 1 3 ] S2 N/ FR ) R0 |
il
25 90001 S /O A i
il
R B R 2 N A
£§;;ﬁ}%m 189, 469. 73
e B R 5 1 AR 3 44 0,01

T RIS A 58 SRR ATE & P R AT SR SRR P A A ) B R AT




BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

7.2 H&EHEANZHEARERE AR S5 WA
AR RS EHNR R EZ B A R ERRAR SN S .

§ 8 OB EH R MM ERF R

8. 1 EMIN BB R EFEES LML BIBGEL 2056718 5L

P G e B e R R,
” TN
% ey
* sk - e | mEsk
= 2 il
# T ladoow|  pa o wag | TOHE %
5 I X
]
20221001
1 319, 792, 283. 93|394, 912, 724. 11 —-|714, 705, 008. 04 45. 57
ML 20221231
¥ 20221001~
2 360, 359, 609. 61 - -1360, 359, 609. 61 22.98
20221231
R
I TR T T T e 2 P I B L 1 B 2 B O o G0 20N I, T
A RO R, A 2 ECONE b, 34 B A AT TR B & B b
AT AV, AT AR TR A M, AT R3] A ST AU

8. 2 MR & R M ERER
o

§9 BEXHHZF

9.1 FEXHHEF

v IR I St R S AR g A 5 5 7 LI S BB ik < O SO
(CHU AR AL B RUE I R R R R A )

CHUA 52 AR 2B 77 BUIE TR B S e T8 W80

A v IR M St e ST R e LA IR 4 ] SO

~ A AR AL R UE S T ik I 55 R S AR R T

v WA R IR R A A T

—_

[\
v

w
/

()]

(o))

9. 2 FERHN A
i E (1) H B 5 iR X 40 K 1568 2 15 2

9.3 AR

% 1000 3% 1100



BRI AR AL U RIE R B BT R & 2022 SR 55 4 RS

Feom F AR S WA SR, A SRR S NRI RS E AR A .
A HTE: (021) 38568888  /400-820-0860

ANE)MEE: http://www. cgf. cn

RMESEHEARAT
2023%E 1 H 19 B



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的国债期货交易情况说明
	5.10 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


