a5 0-3 FEEIFATHRFRZ 5B TE
HUEFRFEES
2022 FFE 4 ZERE
2022 F 12 A 31 H

REEHEN: BNESEHERAT
EEHEN: MINBRITRBERAF
WEEHAY: —O=—=#—H—=+H



S| = &

— BOSERA FUNDS

M

|

TN rP 53 0-3 4F [EIFAT 5155 52 5 T IR BOIE 7 Bk € 2022 4R 57 4 FRJEAR Y

§1 EERF

S TN 3 T AR AHR 5 TR AR E R RO AL 18 SRR KR, FERTLY
BEITOSEPE . WER RS BERE AR FAE
4 T AR SUATIR 04 I A AR AL & A AL, 2023 4 1 3 18 FSLHG T At eh it 4

Bhry HERIMB A SIMEEANR, RIERERNFEAFAEREICHE. =T IR B B0 .
BB R LSS T B oe iR S BRI FY 2R 6 5™, (EARIERE & — € B A
RSO ACRIARMREI . BT S, B5EH A D $3 0 R SR AT A 2 B 52 A 22k e P 3

E VIR

A TR 45 R R L # T
AIRERAIE 2022 4£ 10 A 1 HAES 12 A 31 Hik.

§2 E& ML

He 4 TR [ 5 0-3 [ HFAT ETF

N faiFR [EJf ETF

e AL 159650

5 oy AR 159650

B 22 5 B IR

HEE&ERAEMH 2022 %8 H 26 H

A5 AR S BB 103,808,196.00 1>
SO PREERR AR, IR BRER B R AR R 2 B IME . EIEH T

et Hw T, RS 148 R H YRR R 2 AR HMEA B 0.25%, FALERER R ZE
FEHIE 3% LN .
AEGRIREAIE S, RAMFEE RS RMARI T ERE, EBARE
A UD QAN D= viok ) A i = e e W Ria k3 S K s S (AP RS E NSO (= R S it
FHEABARI BT P2 G, DASELN AR I FE B 00 RO R . AT 4 DUIE SRR 48
AR AR B W IR B, 78RR AR R R 1% 22 AR i L 3 1 JRU s ) X £
W NI R A S . ARSI R TREEN 0-3 4F (5 345 Mx

P R BIFRHAR F7 AN 25 18 B 5 95 [ EU AN T 2 4 BE 7= B 1 90%, HAMKT
AR 4 F 4 0 7= 1) 80% .
HEEFETIHRE T, AL 438Kk H R 2 R 1 468 A #d 0.25%,
AL R R R ZE F I E 3% LA o a1 DRI K2 i 0 D01 23 Al DR 3% 3 SR B vt 129 2
FPRER R ZE R IRV, 5 BN R E A S it S R R B B PR
ERRZER DY K.

NG s se = H£5i-0-3 4 E AT e fa Bl s &

1




e

BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

A ONGZF R, LIS A BT R (I T I R A e IR G TS,
PSS e 5 1 s Ml E. REGVREEEE, BA SRRSO AR R EAR
%E{’J%é’?ﬁ?iﬁﬁumﬂﬁ’jt{& R -
HEHFHEA ey 4 HEA PR A ]
HEEAN BUPHERAT LA AT BR 22 7]

§3 EEM S NESFERI

3.1 EEMESHERF
Az NRMoT
B et 3
A 4% $6 b5
ERMF T (2022 4£ 10 H 1 H-2022 4F 12 A 31 H)

LA S s 33,050,021.36
2 A SF) 1 16,093,754.92
3BT £2) 3 G 03 B HAF V) 0.2281
A ARG B E 10,414,303,528.06
5 R B0 A E 100.3226

T AW CSEHER R EA AR etiian . bl CR & A e a2 zhas) FHERAH
KRB HAME R AR K5 IO A, AR A ] s B s in_EA 2 se i A2 sh i i

pirid BV SHR bR A OIS A AW B 5 2 g 1S g, v A 9% A SEbrilcas 7J<T~;<1EE?F)T5IJ§&
To

32 EE&EBERU
3.2.1 ARG HESDIIFEN KR RIS RS B RS R
‘ X ‘ b Gk b A 3
N EMERK R | EERKR | gt
B B @ b k25 @) HEUR B R b ®-@ @-®
HEE@®
IE=AH 0.17% 0.04% 0.30% 0.06% -0.13% -0.02%
iigi s 0.32% 0.04% 0.50% 0.05% -0.18% -0.01%




e

BOSERA FUNDS TN rP 53 0-3 4F [EIFAT 5155 52 5 T IR BOIE 7 Bk € 2022 4R 57 4 FRJEAR Y

3.2.2 BESEFERURES RIHHER KR D KRR 5 RS RE A R R I LB

— (i RO FEHTETF R AR E —BERRE
0.60%

0. 40%

0. 20% A%/\_//ﬁ:;—/“'§\ A ‘fJ
T \\/W

=0.20%

-0, 408 : : : :

VE: AREEMEEAFT 2022 4F 8 H 26 HAM .. HEAREMEEAFNE, AEEGFREMH
6 NHWERESMHRRHG AT EAREESE R R TEIaE. “BREIAT A SR E RAE.

§4 BHEANRE

4.1 EE&LHEEEELHE/PMAH) RN

F4 L4 TE5 Mo
W, % {EA R4 1 A ,%%@ HEZFE ML .

{FER H # BT H # FEIR
&S, it 2015 4F

P R 2 NE= 2 s i e S S 4
Je DN AS 2 4 BRAT TR 2
Ao THERFFER . @RI
RAERSLFPhH, {Hh
fit 3-5 ik TR FR 2L
IEF R E 4 (2021 4E 8 A
17 H-2022 4 8 H 4 H)H:4
S, PUTER P 3-5 4
i HEeanm 2022-08-26 - 7.4 FE A7 (51 27 i H5OIE 7 4% 5 2
4:(2020 £ 10 A 26 H—=&
Ay~ TR 1-3 S EIFAT
fit % f5 BOE 97 ¥ R 2 &
(2020 £ 10 H 26 H—Z%).
T R 1-3 EBCRME 4R
fiit ¥ HUIE F5 1 9% 5 42 (2021
8 H 17 H—2%). iR
Hi 5-10 R AT R T 4L
IR 42021 4 8 A




S| = &

BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

i

17 H—2%). i 3-5
FEBURYE SR TR BOIES# 12
FHA4(2021 28 H 17 H—
24, IR 0-3 4 E I
THiFRREE R R L
(2021 £ 9 H 9 H—&%).
I A H SR EDEAEER 30 K
ARG BN 4
(2022 £ 6 H 7 H—&%).
I Rt 0-3 FEEIFAT iR
2 oy R TF I AR BOIE 77 4% B
H4(2022 48 H 26 H—&
ANV B 2 B

BEGE A, Wit 2013 4
£ 2022 FAEOVARATEI
O34T TAE. 2022 4E N
REEHMARAR . UL
AR 1-3 SR SR i
FRBOIE A T 48:(2022 4 6
H 20 H—%%). i
0-3 FEIAT s e H0ES
BHEF4(2022 4 6 A 20 H
— &4, N i 0-3 42
FHAT 95758 5 B R 2
IEH P4 (20229 H 9
H—24%). 1 kaifi 3
A H 5 I IR B R B 2
2022-09-09 - 0.7 IEH P4 (20229 H 9
— A, I i 3-5 4F
B 1 4 R At i e 97 4% F
4202249 H9 H—=
AV, 1R 5
3-5 EBSRE M SRR BOE
SR T E k25
3 AN A E R R R R
KUFF R RIS
5-10 AR AT B R E0IE S
BRI 4 AT 1-3 4F
FE AT i 27 1 BOIE 5 4% o ik
4. R 3-5 SEETFAT
{575 F8 BRI F7 4% BT Bk 4 ik
A,

o
5
i
i
?K
X
@

VE: EREERE . AR H YIRS A 8 B AN ER AR S FWIRE o IESR Mol 155 SC-E AT
e GEFRW MO GBS B B IMED) BRI RRLE -




S| = &

BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

i

4.2 EH AR G A E SE R TE H OLA B

FEARIRE N, ARSEHNRIEN (PRI EIESR S5 k) LS TS di N A
S A e 1y FIAHARAR SR A E , HFAFWSREH . B 5. BUE Tl BUE TAR S m N
EHEANE R ET, NEREFA NERE A . RGN, e BEEHEA G REMNEE SR
MIRLAE, oA BE e Ra AR AT 4.

4.3 AP ZHETHHA

4.3.1 AP35 H EKIHATIH L

WEWIN, RESEBNHEIT T GEFRREEEHE AR AT 5 H R FEIL) A2 = H5E 1
AR IPS S

432 RERHIT AN ETUHA

RGN, AR A RRAGS 5N ATTEN L ST, [FH R ESE 5 BB 1 a5
Gy E XIS 2 H SR ) S%HIAE 538 31 IR, SN FRBrR AL 50 A & D 51 kg s AN A A A %k A
MRS S o AR A, RARIASE G T RE T B A58 2 FIF S Fa 8 10 7 3 52

p
8o

4.4 REHAE ST HRRASEI T

2022 SR LT T KIEBEh, R =30 LR PR BEBOT I E T, 10 4 F e R 48
2.64%-2.95%[X [8] B Mg I BN 14T 9 JE A, 32 PYIEE P 55 - i B RO AN EE L e I =R,
AT EE 5 H AW T AT 10bp % 2.64%; 11 A T A%, BORHIBRXAAET, Bt Biis — s fh e
R D EEBCR I AR SRR, 7 5 T 3 Y S AU BARER, T S0 I AR EE T iR sh
11 ATl as 2 RE EAT, | XIS EITIA T B, BT B R AG, EHEH A 14T 15bp. 11
H 25 H AT EAG A FEAE 25bp, BiiTIE BN AR e 12 H B ™ <5 =SCHr Mg+ ki, &
INigs 6000 ACHRATEENE @ TR FEBE AT, ARAT B [0 7 S 454 26 0T aR, K 10 R i —BEHEr) 1
2.95%ME . HAE 12 AN, MEYER, GuliBifhem e, THEE, WaiREvEE 2.86%.

JEERJA T, 2050 HE AR T P 56 FOUYIAN 95 B0 S 30T P g e S 4, 2 R el I e N T R AR 2 1 AT U,
JRERH R FRETEOL . ERAUIAE LB RO WS, HATE5r Zor et A 425, Ui
RIS e TUNESS=EIE 1. REK—ADH, RITHOHI e R G M SR rIRES. —F
GUFE TR, 2 A UUG, fHRE ST, SR BEERRIES, 7 00T 58 5 i By
A

PEHAE L, AeRph 2SS, R REIRIE . I 22 B2 RERECRIN G, JRIERY

5



ElENEs

E= BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

EERIEN, B G, Hod AT
4.5 WEMAZE SR SERI

B 2022 F 12 A 31 H, AREEIEESMHEIFEN 100.3226 TG, 140 2t 1.0032 6. REHN,
AEEREENFIFEEKEN 0.17%, [FEHDESEEAE K2 0.30%.

4.6 MEANESHA ABBREET = HETE LA

o
§5 HBA WS
5.1 MEPREST=HEHMN
75 i H SA(n) o 4 BT IR A (%)
1 I ETEr A -
Ho:
2 FEERTE - -
fif] 5 WAL 2 5 % 9,355,290,115.05 89.82
Hrp: g 9,355,290,115.05 89.82
BE 7 CHFUESF
o R
S RbATAE R - -
6 SENIRE Gl 710,484,415.85 6.82
Horbre SEW R I SEN R B S 1 - -
7 AT MG T &S E 348,555,566.86 3.35
8 Aty & 3 B 1,332,405.74 0.01
9 | &it 10,415,662,503.50 100.00

5.2 MEMRBATW RN BEERRAE

AT G A IR AR AFFAT ISR

5.3 ME PRI A SRYME G5 HE S B 8 HLB) R NERFF IO RT 48 R 3 9 4
ARG IRARFFA I -

5.4 WEMREBFBMTRNGEFREAS

Frs i APIIRIEEN) B RHE L (%)

1 [ K i3




i

S| = &

BOSERA FUNDS P b 0-3 4E [ IFAT 60550 5 T GRIR B0IE S04 e 4 2022 4255 4 BRI,
2| YT - -
3 | &Rfiigr 9,355,290,115.05 89.83

Horb: BURME SR 9,355,290,115.05 89.83
4 | IkfiRF
5 | ke AR B
6 T
7| WG (CATAZ D
8 [ERIZEa:A
9 | Hifth - -
10 | At 9,355,290,115.05 89.83

5.5 MEMRIZA RNE SEET= R E AKX /DHEFF R B2 fior S s B 4
o e " e _ i 5 A
FF5 fii gAY it 5 4 K HiE (5K) 2~ B (T) {8 e (%)
1 210202 21 EHIT 02 21,000,000 2,177,339,835.62 20.91
2 220201 22 EHJT 01 17,100,000 1,744,564,019.18 16.75
3 220211 22 EHIT 11 11,800,000 1,186,353,572.60 11.39
4 210207 21 EHIT 07 11,500,000 1,179,295,068.49 11.32
5 190203 19 [E7FF 03 5,300,000 552,099,547.95 5.30

6 TG ARG A SAE o5 H S 7= E EL IR N HE R BT 148 B SCRAIESS B 5 4

AT G AR IR AR FFAT B SCHFFIE TR

5.7 MERIRIE A SAME GBS T35 LB/ N HEF RIRT .45 5t R B3 A

AREAMERARFFA SR

5.8 MEHIARIE A YA & H S H =38 LU R/NERF I TL48 BUIE S 3% B 40

ATE G AR IR AR AT BGEE

5.9 MEHIARAE GBI BRI B3 5 oL v

5.9.1 &G HIR S BR B0 ST A5 25 B 40
A B AR T IR AR R A BRI 52

5.9.2 AR SERB BRI KEFEBOR

ARSI GAIR T IR RS A B

5.10 HEHRAFZE ST R KB U5 1B 0L i A

5.10.1 A E AR EHEBUOR
AT GAIR T IR RS B G 0




ElENEs

E= BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

5.10.2 MEWIRAZESEF K BRI MBI A
AHE AR AR RS A E AU

5.1 BB AEWME MhE

5.11.1 ZE&BE R HLZIERRNRAT EABE I I L RIFERSGEH H i —EN ZEAFET. A5
B3 R SR U B

AREESBFE BT B UETR I RAT 28T, B E I R RAT RS ga il 51— 5552 21 b B8R4 T ORI I B &
TR . AT Rt FIRUFTR I HE 5 R SRR 7 157 & AH VB B ) ) PR SR

B ER RSN, BTN R KA LSBT HT 12 UEg5 AT AR H A, 5 T L R,
SRR gm il H AT — 2B A FiE T, AT E .

S22 MEFNEESRFRITHRRES, BEREEHESSRANE SIEREEZ SMIRE,

5.11.3 HAbZE =M R

R

P £ A (T)

A7 tHARIE < 83,090.06

SISCIEF5 15 H 3k 1,249,315.68

2

2] JE

JSZVAT TR

FoAt SR

TR

HoAh

OO |IN[fO|O | W N

&1t 1,332,405.74

5.11.4 1R 5 HIRFFR HAL T8 B B T R 35 B 4
AT AR IR AR FFAT A T F B T 3 57
5.11.5 G HIR AT+ B A AR R PR AL B Ui B
AEE G ARG IRARFFA B

5.11.6 R A SR & HER HALSCFRIR RS

M0 ANRIR A, I NS ST B 8] T REAFAE R 7 o

§6 R IE S0 BZED)
BT A
AR AE B HAA) 3 4 1 A0 A 73,698,196.00
A5 HA A 1] 5 4 5L HR D 47 0 56,800,000.00
Pol: i HAI R I 4 e T [A] 473 R0 26,690,000.00
T4 A3 B) 2 4 v 40 AR B3 A0




ElENEs

BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

| A 5 I o L | 103,808,196.00

§7 ZEEHEANCHEERERHAESHNL

71 EREEEANRFEEESHTRIIER
HEFHARFAAREE.
7.2 ZEEHENZHEERERELEE 5 AH

5 TN 2 e BN R R A 38 P AT B R A B [ S S A I (R O

§8 MR EFH PR HEMEERFR

8.1 MEHN B —BRERFFESHHLFIXE BT 20%HF 5

1 R ‘ s AR 4
9 R PR e IR L S
% 175 L,
= \
PR | R e A e B e A i 20% o N N |
x| e eI | ownE | RenE | wEeS | BEeE |
al B fry 1 6 I 1] & H.
1 2022-11-14~2022-11-23;2022-12-21~2 | 10,500,510 | 31,859,020 | 15,712,768 | 26,646,762 | 25.67
022-12-31 .00 .00 .00 .00 %
L 11,000,534 | 20,929,055 | 11,592,925 | 20,336,664 | 19.59
2 2022-10-28~2022-12-28
1] .00 .00 .00 .00 %
14,902,086 14,902,086 | 14.36
3 2022-10-01~2022-12-21
.00 .00 %
7 A XU

ARG A, A LR — A N 2R e A PRI 20% 100, iR e iR AT N ik
PRI RIS, TRE S| A EAURER] o 25 26 EURIUBE [l 1 AR 2 < BT AR GBI, A9 AE — SE IR BN 12 KU 5
D R ELABURE (O] T BEAT S An AR U, RTREAFAE AL B PRI M, L 20 i AR BB (L a B AS RO o S
G2 P2 AT RE I BLK BN (R 15 DL AT 78 70 HE R IR s PR B, (H 243 G B U (o] - ol = P
NI, R IRE ] ) 22 <A B A N A T T T S [ A A8 25 S A Y XIS, AR I [ PR 25 < A 5 A9 A AT AT
HE AR AELREL ST PN 22 < TR 7 AR B o ol PR o i e A LA™ A (R AN RS20

AT LB — Oy B AT N RRA S S 3 P 20 % 0, MR IE & G RIAE KL e, & BT
AT DAL [ B BN AT R B AR, AR AT ARSI AKRS . ZEe0
BT N AT DRSS B 5 75 2O 3R R AR S WSRO AT R . BEE A ZRIN &
BEPEREAT VP, 7870 180 AT 2 e BRR AT AR s DU AR R KU

FENmIGOL T, A S i@ PO i A e AR AT N KB IRE IR A L i), Wl g R L8 el )
ARIE T BIES N A TAEHART 5000 /378, HEEIETREMImFEHis /77, 5HMEE AP &

9



"||.J

B EE

h BOSERA FUNDS T £l 0-3 4F [T AT i 2358 5 BT TSGR BUIE SR 50 BT 2R 4 2022 455 4 TRk

1ERE & FSEEIE .

BEAh, 2RISR AR I G 0 B O 2204 B Bl 1 A AR 50 %6 Bl 32 2B Bl
BELE R D B 4 e N R AT T RE S BUR — S0 A L e U LA B BE I 50961, ASEEE A
R AR AL AT N A I < i e 7 AU L P R D R e e N FR A

H

8.2 HMBHE REHHMEEREL

AL 56 48 A R A ) v ] At o LRSS P i R R R A o N [ R I 2 P A
TR (PR A R MR BB I R B AR 2022 4 12 A 31 H, I IR & AR ST 341 HASHRS,
I ELRREESHHELTHCE RIS, ULASAEES, PAVFES R E L, B
FEEHUEE 15141 {ZC AR, BIBRIE A4S G, (NI 4 ALV B O 5227 G C NRT, Bt

2@ 1778 fC e AR, 2 H AT IR E 5 & B R R S ARl 2 —.

§9 ZE M EF

9.1 HEENXMHFHEXK

1o H AR M B B 2 B3 S e I TP 5t 0-3 SR EDTAT 61557 28 5 BT TSGR BOIE SR B3 3k g BE AL A ST
1t

2 (Hrp 5T 0-3 SR E AT 5197 58 5 BRSO - B BT e e Bk & 5 )

3 (R R AT 0-3 4R [ AT 1557 58 5 B IFGIR MO SR 5 B2k e P is0)

4, FESEIN S TR BRI A 7] E A

5 R I I T 0-3 4RI AT 51557 58 5 T TSGRIR BOIE R 5 B 2k <R i e iR B2 T2 o 1) S A

9.2 FAIUHE R
HEEHAN. REFTLE AL
9.3 TR

PR G v AR BNV )0 2 Al m] i LA W SE A B
Pt B AR S A SR, RS S R I S A TR A ]
T —2ki: 95105568 (HKiRif#h)

10



T

S| B & 5

\E= BOSERA FUNDS

TN rP 53 0-3 4F [EIFAT 5155 52 5 T IR BOIE 7 Bk € 2022 4R 57 4 FRJEAR Y

R RS EH AR A A
O =F—HA=+H

11



	§1 重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 本报告期基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较


	§4管理人报告
	4.1 基金经理(或基金经理小组)简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明

	4.4 报告期内基金投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9报告期末本基金投资的股指期货交易情况说明
	5.9.1报告期末本基金投资的股指期货持仓和损益明细
	5.9.2本基金投资股指期货的投资政策

	5.10报告期末本基金投资的国债期货交易情况说明
	5.10.1 本期国债期货投资政策
	5.10.2 报告期末本基金投资的国债期货持仓和损益明细

	5.11投资组合报告附注
	5.11.1基金投资前十名证券的发行主体被监管部门立案调查或编制日前一年内受到公开谴责、处罚的投资决策程序说明
	5.11.2报告期内基金投资的前十名股票中，没有投资超出基金合同规定备选股票库之外的股票。
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分


	§6开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9备查文件目录
	9.1备查文件目录
	9.2存放地点
	9.3查阅方式


