I

o

HIE 500 32 5 B R FG BUESF B %

HeBEREE
2022 5 4 FERE

2022 4£ 12 A 31 H

EEEEN: PRESTEERAH
EEFTEN: PRBITROERAH
HWEIXHHR: 202341 H 20 H



P22 500ETF BedE 2022 4E45 4 R

§1 BEERR

G N (K 3 0 O S ORIE AR, TR B/ R R B 3R PRI s 8,
FEAF LA A A BLSEE  HERAER E BA A A AN  B A AT

FGFEE NP ZRAT IR A IR A R RIE AL &G FIRUE, 1 2023 £ 01 19 HE& 7 AR
I S5 FR AR AR B ARG SN, RIEE RN B RBRICE. 1R SRR
KR -

B N AR U DL SRS S B0 B 1 S ) A R 3 FH B 4 8577, (BRI R & — 8 BH)

FEG RS SOFARHARRI . A KUK, BB 7R 3 PSR A AT 20 ) 13 A
e RS IR

AR I 55 BORER Z 1T

AW 2022 4E 10 H 01 Hi2 = 12 A 31 Hik.

§ 2 B& 7= Mg
2.1 BEEFFH

FeETRiFR P-4z 500ETF 4

e AW L 006214

Y (S LR

HEE&ERAEMH 2018 9 H5H

A5 AR B S BB 324, 910, 365. 84 7

ot Hbw A 4BI A T B AR ETF, SRR a5, B
K5 b G A HEAR LA [FT 4

P Ak AFEGULHFR ETF AR R E B BN, 7 EREE R
BRI AL ST HAR ETF. AREHAZSEHH
b ETF A BE . FZEDL— i WIa i 7 % T H
b ETF, SREUE: & 08 _Eika sk ilas; 78 B
ETF B4 8 — 2 i 58 Gy s R s ol
Al LU 2 KL H AR ETF RS M8, 78 IEW
THEOL T, AEE 4 AR S 5 Gt i L
Z VP 2T R 25 FEE 6 X AN 0. 35%, 4R RIS
RZEANKEIE 4%, G0 RIHR G ] R R B A R R 5
SRR e 5 P R R R R 25 RV, BR S EEN
JRLR G A ek S B R W B B . BREF IR ZE I — D
Ko

Ak & L i RISV G EL I UE A THAIE 500 T as R X 95%+4R
T NRMEIERRIE (BiE) X 5%

ARSI SR R AE AFEE NI HPR ETF NI RIS, A3 XU AN
I G K TR A R & iS5 mm

%20 k121




122 500ETF BkH% 2022 F 55 4 TR

.

AFE4 N BTF B E 4, B3R T Hir
ETF BREFARIIFEECRIL, BB 5FRI4E50 L K& br i 4
BT HIAIE 25 117 32 AR UL XU UAL 2 R AE

FEEEN -2z FE G AT R A F

REEFEAN S ARAT I A R A F

B A R SRR P22 500ETF Bz A 42 500ETF B C
TE R AR 5 R 006214 006215

T IR i 0 3 S 4 B A

48, 438, 320. 06 15

276, 472, 045. 78 {1

2. 1.1 BipEE&EARFENR

4 SR P12 HhiiE 500 28 5y B FF I Fa Bk J 4% B 4
4 AT 510590

S iatE I 2 o B TF I

A F AR PO18 4E 3 H 23 H

M ETREREZ S | BBIERA S T

7T H POI8S 45 H 4 H

A NS O 2 J G R TRAG TR N )

SEEIEE AR P22 ARAT IR AT PR A 7]

2.1. 2 HinEEr™ Rk h

B H AR

S IR B AR IR BRI, B SR ERER R B AN ERER ZE B ME . AR S
40K H 35 BRI 25 B2 4 0 HE S IR 0. 2%LAI, A ERER 1% ZE 455 )
L 2%LL Y o

BB

ATk > 2 BOREUSE A EH5,  BI 58 442 AR A 18 B0 BRAR B4 A S FEARL
AR AL, IFARYEAR TR B IR S A (¥ AR Bl kAT AR L
PR ATUPHR RO B A2 R BT R B R AR e e MR L5647
I, B R 5E < F1 F DUA R S [ S5 0 AR 35 < PR BV F) 418 0RO SECR T E H SR
gy, B S SR R L S BOR B PEAS LI, AR R R 3 BOEA 2K
(2 | AR ER AR TR HON,, e BT AR BT 20 5 4 B R AT 16 24 A2 i
PR RS, T A 1558 20 & B M R A R 4R 2

&5 HE L ifE

FRIE 500 F8 B G R

RS YA 2 4 AT

I i IR A G, AU XS 5 U = TR G R fit
pr MG SR G, FNARE N SRR EE &, RA
e 4 R ER R TR ECR B, B Shri a2 b SR R E i R
5 S AR AL AT XS YA 2 4 AT

3.1 XEM &

§ 3 EEM F It ME P ERIR

Hfz: NRHIT

Es AP R et A (2022 4F 10 A 1 H-2022 4 12 A 31 H)
P-4z 500ETF BdE A P42 500ETF g% C

L AR S sl 13, 427. 32 -14, 826. 47

2. 2% BFE 1,614, 671. 58 8, 116, 521. 5()

Fo3u 3 o121



122 500ETF BkH% 2022 F 55 4 TR

3. BT 23 & 0y BUA A

0. 0342

0. 0310

4 AR B HE

65, 406, 821. 94

371,704, 394. 31

b WA A0 B

1. 3503

1. 3445

T LA S Bas fR A G AIMUE O . BEBTIGEE . HefhlloN OIS A e EAeshlias) 41
R AR < 9 IS RTBAEL B R BRI, AR DA 391 O Se B i A9 2 fefir (i Ae s il s
2. rid R EHE R AR A NN B 5 2 & g, TH A3 A SRl K1 22

& FigI5eE .
3.2 HEFERN

3. 2. 1 & MHREN KR K H 5 FHANS L E SR e 2R 1 L
P42 500ETF iz A

N &5 58S
‘ HHEIEK R | it ‘ B
prec eEmkRo ‘ T 28 A OE6©) @—@
EEQ | BREERO -
HEZ®
HE=1MH 2. 73% 0. 96% 2.52% 0.97% 0. 21% -0.01%
LA -7. 54% 1. 03% -8. 66% 1. 04% 1. 12% -0.01%
o4 -17. 32% 1. 30% -19. 30% 1.31% 1. 98% -0.01%
HE=4F 20. 95% 1.27% 11.15% 1. 28% 9. 80% -0.01%
H 45 A
35. 03% 1.31% 19. 52% 1.33% 15.51% -0. 02%
AR A
SE42 500ETF B4 C
‘ b4 bl e
‘ HEEKR | g | -
B [ EEKEO L ‘ T 28 b OE6E) @—@
WHEZQ | HEIREREO »
HEZ®
HE=AH 2. 71% 0. 96% 2. 52% 0.97% 0. 19% -0.01%
I ESNH ~7. 58% 1. 03% -8. 66% 1. 04% 1. 08% -0.01%
ot E—4E ~17. 40% 1. 30% -19. 30% 1.31% 1. 90% -0.01%
U = 20. 59% 1.27% 11. 15% 1. 28% 9. 44% -0.01%
H3E4 4
34. 45% 1.31% 19. 52% 1. 33% 14. 93% -0. 02%
GRS

3.2.2 HESEFAEMURES RIHMEM KRR LS RS AR

%47 3k 121



P22 500ETF BedE 2022 4E45 4 R

RBFHI LB

FA-500ETF B3 A 82 it>3 1oL 48 -1 S 55 S5 A Al S P A 06 6 G 38 S b)) 55 9 S 32 H )

72
63
54
45
36
27

00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%

WM

w“wu

VY y

!ﬁl Wﬁ‘

2018-09-05

2018-11-27

2019-02-18

2019-08-03
2020-04-08
2020-06-30

2020-09-21
2020-12-13

2019-10-25
2020-01-16

2019-05-12

2021-03-06

2021-05-28

T

Ly
(o]
=+

2021-08-19
2021-11-10
2022-02-01
2022-07-17
2022-10-08
2022-12-3

—¥

b

SOOETFRCEEA B HIBCE — T RS00ETFRIEAZ Tl Sz &

[ ]
o
(=]
[ ]
i

FA-500ETF e 3C 82 3 1oL 48 -1 S 55 J51 A Ml S5 P A 36 6 3R S b)) 55 93 S 32 HU )

72
63
54
45
36
27
18

00%
00%
00%
00%
00%
00%
00%
00%
00%
00%
00%

i
‘.’Lfyr“wﬂ*l

i I \ ~ll

,'||.|" | L' if ‘l:

2018-09-05

2019-02-18

2019-05-12

2019-08-03

2019-10-25

2020-01-16

2020-04-08

2020-06-30

2020—09—21

2020—1 2-13

2021-03-06

2021-05-28

202‘1—08—‘19

202‘1—11—‘10

2022-02-01

2022-04-25

2022-07-17

2022-10-08

2022-12-31

— 2018-11-27

— FRS00ETFRAIZECRIT A I K E — FRS00ETFRAECRITIL S ik %|

>¢}

P
[t
A
i
e

AIFT 2018 4£ 09 H 05 HIEAAERL:

2\ FREATE SRR SE FRIE, FEEE BN B 25 RN HENA H AT G
BHG G REEERNAE, MERGEIRARESC TR, &S RN & ms - i E
P 205

3. 3 HAth¥etr
VE: A ARG B TCHAR AR .

Fﬁ

§4 BHEARE

% 500 gk 12



P22 500ETF BedE 2022 4E45 4 R

4.1 B2 (REGZLE/NH)

fEAFE & 1 S 2B | 3E% M .
AR TrmEm [ mieom | R UL

BB, R IE R, K

M PR S FTE LR, SR

FIERZ G T ERESEEARA

Al RLEESEHERAA . PEFR
NIRRT PR A . 2017 4E 2 AN

NV 2 G EARAR, PAEETF 5

A F LR AT RS RN

SR 300 28 5 BUIF AR 0IE S %

BTF 5% %%é\%ﬁ¢ﬁapi%ﬂﬁmﬁ%
B ﬁﬁ%&ﬁ%%\%§Wﬁmmi%@
i Emﬁ%ﬁﬁﬁﬁﬁﬁﬁﬁﬁgé\¥
o ﬁmq¢EA&E%x%@ﬁmﬁ%ﬁ
- %%&ﬁ%é%ﬁ%é\%ﬁ¢ﬁam
e moi;ZM8E9H5 - 1o 4 x%@ﬁﬂﬁ%?ﬁ#&ﬁ%%ﬁ%%
E— H é;¥§Mﬂﬁx%@ﬁyﬁ%ﬁE#
- &ﬁ%$\¥§*ﬁ*|%£ﬁ%ﬂﬁﬂ

e %ﬁ%i%@%ﬁﬁ%ﬁﬁ#&%g
S 4 é\%§¢§§p%ﬁﬁﬁﬁﬁ%§%
Iy RIFRGUIRBOE S R 4. Pl R

R PP I R AN R 4 R L P
I e [ AP O AR AL 5 BT AR
HOEFR B G P PR R
P 5 RF A SREOIE T 5 B K
R W7 N 7 RT3 PN | =5
RRGEARIETF BB A e P L IR
P2 DAL AR 5 T IR BOIE S
Bk, P Bl 5 R GIIE
IR e R,

E: 1 RS EEReeR, B CEPRH EReaFANH, “BERMT REL R R
SERARIEE ) X E A e G20, AR E 7 M BRI 20 4R 2w ok
SE A FIHESAT H AN S H 3.

2« AEZFAL I SCEMTI B2 GIESR AN SR M) AOAH SR HILE -

4. L. 1 BIRFAERFR - E BT RIR 2 E M E &2 3 F NS E R R g

W .

4. 2 BE R B N AR SIE R T 518 DL
AN, ARSI PR ST (PENRIVIERER B3 80%) 47 Xk

T ENIE I S AL i S A R RUE, AFEWSEEN . B ST 0 BEALE R e 0, 18

Foen I o121



122 500ETF BkH% 2022 F 55 4 TR

TR P RS A JE At b, DR B NSRRI M . AR, ARG F R SES
M, EAARFR RSO AAM G SR BBVE L BB ] KB A G S R &
HEEFRPRE

4.3 AP G TR

4.3.1 AP 5 HREIPATHELR
RN, ARSEHNRIIT T GEFRRESEH AR AT HHERIFEL) M

A A28 5 A eI
4.3.2 RERX ST RRIETUHA
AIEL T AWEHNAGFERTEZ DTN
G, AR RAEGS 55 AT a0 7 H R385 RS B/ 1 5058 5 & AR ZAE
%24 H S &) 5%
4. 4 HENES BT RIEEES T
AFEL N B AR ETF MBS, BB T H bR ETF SR SZEU L 2 bb 45 8 v 1) 5 %5 R
, AT DOE I S8 AFR R B B R IR EERR O Fa . SR B L, FIH R R 400
TR AT, S EMSUAREA S S R B ER, BT, TR i B
JEE R R BRI 22
4.5 |REMAZES SR
BRI G AARAIE SR A 1. 3503 76, ARG IS M FUHEIE KRR 2. 73%, Wh5;
ELE S HE R 22 R 2. 52%.
4.6 MEBNEESTFE NBEE S F =S ETE N H
AFE AR A AN A HBLESE 20 AN TAE H IS0 FA ANBURT 200 A FEE %P1 EAK
T 5, 000 J5 JCHITETE -

§5 BEAEHRE
5. 1 REMARESEZHEHMN

. % 54

) 5iH S8 G AREEE (;/fm 2
1| B ~ -
Hrp, K2 - -
R 413, 975, 129. 67 94, 54|
[i] 78 YA 7 $5 % 18, 854, 198. 09 4,31
Hr, fiik 18, 854, 198. 09 4,31
B e S RIS - -

BT o3 121




122 500ETF BkH% 2022 F 55 4 TR

1 | B mEH - -
ST B - -
T B - -
Sofre ST SR e
Iiz

BTN & (o 2t
St

it

5. 2 MEWIREAT WA RO ERFAS

5. 2. 1 MEMIRFATUL A REIRABRER T LS
P ARG IR AR

5. 2. 2 MERIREEAT WL A RB BB R B R R A S

TE: AREES ARG WA KRB IE R .

5. 3 BRI A SAMME b EE B HE LI R D HEF R R R R A

5. 3. 1 MEHIRIEA OB 5 E G FE 7= LB N R A RT 42 BER B % 9 4
T AIEEAR G WIRARFFA IS

5. 4 MEWAREL G M RN REHRRA S

4, 378, 800. 28
682, 802. 85
437, 890, 930. 89

1. 00
0.16
100. 00

e

T 7% ol

KReME Co

e HE ] o)

1

[H X 5157

15, 260, 670. 42

2

KT

3 LRt 3,593, 527. 67
Horpr: BURME SR 3,593, 527. 67
Al 53 77 - _
Al B g % 55 - -
SR LT - -
Al (Al SZ #f57) - -
[i) A7 R - -
HoAtn - -
10 &t 18, 854, 198. 09

5. 5 | H WIRIZ A RMHE o5& T HE BB KD HEF R BT L2 B B R B A

O |CO [ |O |01 |

Fo5 | ot | Al (BE GO | ARt GO | SEEFEERE] 0
1 019629 | 20 Ef5% 03 90, 000 9, 166, 803. 29 2.10
2 018008 & JF 1802 35, 000 3,593, 527. 67 0.82
3 019666 | 22 [Hfi 01 30, 000 3, 060, 928. 77 0.70
4 010303 | 03 Efi®) 30, 000 3,032, 938. 36 0. 69

5. 6 MEFARIEL A RAME L H S F 13E LI R/ BRI+ 4 B SRR IR
kA

T AT GAIR T WA ARIFAT B SHFIE SR -

o8 u I o121



122 500ETF BkH% 2022 F 55 4 TR

57ﬁiﬁiﬁAﬁ%ﬁﬁﬁﬁﬁﬁﬁﬁwﬂﬁ¢ﬁﬁmﬁﬂzﬁﬁﬁﬁ§%%
T AR IR RS 516

5. 8 METARIE A SAME i 2 57155 LU K/ N HE R O B A48 BGIE 3 B 40

T ASFEEAR T AR T BOLER B

5. 9 MEARIE A RME L ZE T3 E B KD HEF R AT+ B 2 S BR A 40

7 4 T
5 L HR &M | BEAFR EHEAN | ARME O 1 A1
%)
i
500 % 5 g | TEES
1 UUBIDI GaY C8 | ﬁiit{E}F) SR | 413,975, 129. 67 94. 71
FRECIES NG
e S

5. 10 | EMRFE SR F BRI RZ ZIF LA
5.10. 1 R IARA I S 1 AR B2 5 A4 25 B 40
TE: AL AR T A To B BT

5.10. 2 AESH R BRI LR RBOR

AR AR W TE AR W B 458
5. 11 |MEMRAZE ST B K E FUARZ S & 0L UL A
5. 11. 1 A J H A st L B BUR

AR G AR W TE [ B4R

5.11. 2 MEWRAEESEH RV ERYP RFCAHREHA
VE: ARTE G AR AL I TC R SR

5. 11. 3 3 H R B E M
IR FE 4 AR A B TC [l AR B 4
5. 12 BEASWEME

5.12. 1 ZREESEEH AT R IEFRIRITEEEAH LT HIE R EMITLERE,
EREgwE Hil —FENZREATER. AIREE
b [ ARAT (RS I B TR 4 T 2022 4F 3 H 21 HAE AR I 5 ey (2022) 8 S4b Tk e,

1T B ST AARAT I AR s (EAST) R G ot 2 S Bi s A7 A2 A v AT A —
ARIIZEI 90 K UL ESTFCRET EAST Hidls; — Il A Zy b Bk 55 BAST Hudles = IR DTI%H
A5 EAST #idls; DU (50T BT # ikl s EAST Bl AAE M7 1. RIMEFIIFHBILSS BAST %4
s 78 INIRALGE AR BNV S5 EAST Hedli; B, INHRER RS HIENV S5 EAST #dli: J\. IRk OreRnk

Foom o127



122 500ETF BkH% 2022 F 55 4 TR

% EAST #dfi: JU. EAST RGHM ™ iR ERF O RBEIEAEMZ: . EAST RGEM ™ i JEbs
BT AR BEARAFAE 2+ RSy K BAST il + . JERIR(5 15 5 EAST ¥l +
= BAST R4 (RAMREWS) TR DU, EAST RG O AMETOL SR R +H.
EAST #41 (REEKR) RIEik: T8, EAST R4 (o AMMEHE4 0K R -0, B 58
EARE, R4 R ANRILRERAT IR B EFEE) 8= —%. BN FAFAMKHEEEE
FU, 6f [ Z I R ARAT 1 3K 440 T3 7T,

ARFE ST EIRAFHAT TN T AN, IONZSE A FI T2 7 eI %5,
B2 1 BT R 2t B KSR R o FRATIN _F 3R 25 A 43 0™ AR AT Y S 338 S R
R AR 2 0 1 B R

ARFEGHGET T AL SR T A IR A AT AT BRI BRI L R A AR S g
HHAT—F N ZE ATl 4.

5.12. 2 BERHE WA T ZRERTE N EE S RAME NS ILRERE
AFe G AR AR ARG R

5.12. 3 HABMBE = ik
e S FR &8/ OB

17 H AR IE 4 27,523. 72
IS YSCIIE 5 375 B K -
IS ) -
A& PSS -
AL FR K 655, 279. 13
oA WK -
FHoAth -
it 682, 802. 85

5. 12. 4 TREWIRFFA KA T BT R T 35 e £t 35 B 40
T ARG AR WA AT A T AR U P e

5.12. 5 HERET+ 4B EFHFERBZRIBELF A
VE: ARSI AR R,

5. 12. 6 BEA G M B FH A SO H#R E 4
HF S EN R, 2SS TR R %

v

el
al

$2A

0 (N[ |O1 |k (W ||+~

§ 6 FFAEEHIARF)

L DANG)

1001 3L 12 5T



122 500ETF BkH% 2022 F 55 4 TR

Wi

S22 500ETF BEE A

S22 500ETF B C

ﬁ%%%@%Aﬁﬁﬁ@

45,764, 777. 26

249, 913, 007. 31

i 7 U300 I 5 < S H D i

4, 805, 059. 15

44,723, 904. 47

Bk - 3 %@ﬁéﬂ Bk [m] 73 31

2,131, 516. 35

18, 164, 866. 00

8= %@%éﬁ\ﬁﬂ{%(%ﬁm

/I\U\ “_» iﬁi\ﬁu)

T ST IIARC S, < 1 A0 A

48, 438, 320. 06

276, 472, 045. 78

§7 H&EHANZHERRERRAEEHR
7.1 ZREEBEARFERESHFRINER

E: &

7.2 RSEENZHERR SRR AR S5 HH

H: kG

§8 MR HE RENHMEERFR
8. 1 EMN A —BRRERFHESHFLFIAZI BB 2055550

E: e

8. 2 MR B E R MM EEE R

§9 HAEXMHER

(1) H EE M 2 TP 22 FAIE 500 52 5 B R AR BOIE 55 #5 7e it

(2) P&k 500 22 5 BTG TE BOIE T 5 B 2k S I 2
(3) P22k 500 52 5 RIT IR BOE A B B 3k S I

T
9.1 HEEXHER
4

(4) EEERP

(5) B&E I N GERHLEE
9. 2 FERHN A

HEAEWA . HEEIEE NMERT
9.3 AR

BNV IR 7] T AR

(1) HBEAEE R G S A, ] % TA SR SR ENff:

(2) BEBHEX ARG a5

GEI], ATE AR e BT 7 Ak

o110 L 12 1

EATSe S SoE R SEDIID'E

EHAMRATE, FRS



P2z 500ETF e 2022 4E55 4 TR

FLi%: 4008004800 (HhKi&1h2)

FRESHEBEARAF
20234 1 H 20 H

o120 L 12



	§1  重要提示
	§2 基金产品概况
	2.1 基金基本情况

	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末按公允价值占基金资产净值比例大小排序的前十名基金投资明细
	5.10 报告期末本基金投资的股指期货交易情况说明
	5.11 报告期末本基金投资的国债期货交易情况说明
	5.12 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


