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Uik

S H [B] D) 4 i

R~ 7 n n - =

2y

NAHE B K - . - 5.95 5.95

AT T [R] 2k - - - 26,051.18  26,051.18

AT FEN

@}HHE it - - - 206,392.43 206,392.43

NAST L B - - - 34,398.74  34,398.74

WA A

;ﬁ% M5 - - - 4,085.150  4,085.15

AS

N AZ i B - - - - -

AT R - . - - -

HoAh A7 435 - - - 483,296.02| 483,296.02

Uikpigsenn - - - 754,229.47 754,229.47

T 2 B % E B 26,581,403.06 - 4133,680,602.10/160,262,005.

] 16

EEBER
20214E12 H 31 14D 1-5 4 SEE B it
H

HrE

BRATH K 71,956,919.86 - - 71,95 6’919'2

Al D 4,363,630.03 - - 14,363,630.03

7 HRIE S 14,700.11 - - 4 14,700.11

N J (\E {g\

i%ﬁﬂﬁ* 103,525,855.00 - - 50,685,932.80154’211’787'

s 80

i SR - - - - _

TN IREE SR

?';i\l_ sl | 42.800,000.00 . ] [142,800,000.

il 00

NTE B R - . - - -

AL - . - - -

AL ER T R - . - - -

16 ZE T A9 B ] i i i

F

HoAh B - - 4 1,446,034.281,446,034.28

BErE A 322,661,105.00 - 52,131,967.08374,793,072.
08

i
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] 52 it IR SR ] 43 8 5 7

WF PR R4y 2022 FFAERER 2

e I K

AT oy 1t fil 111

o

T4 b A7 o

S H (9] 0 <

VR = A
20 /4

A7 B K

- 7,089,676.70

7,089,676.70

A5 % [ K

S A AR
P

468,655.77

468,655.77

AT FEE 9

78,109.29

78,109.29

INAREER e
9t

6,757.78

6,757.78

o SZ R B

10,612.00

10,612.00

A A

o FiE T 435t 011

ot

Hoph 47 £5

194,559.19

194,559.19

Hfot kit

7,848,370.73

7,848,370.73

A 2R IR P
|

322,661,105.00

44,283,596.35

366,944,701.
35

T R P AT & B KA KT O EL, 4% 20 FE BRI 2 S e 7 B
s B H AR T AR

7.4.13.4.1.2 F|Z& X I BBURAE 2 B

N RAP R BRI T, O T AR AR E AT RER S, FERAE
o . ARERIAR DN, N G FRA B SO B AR B8 X 3 4 B8 72 1
TR P B . IEREE R AT RSN A P, AR T B
FEHE .
YT ER H A B i E )
X R aE (R, N Moo
FH IR XA & 1 AR 5]
AR FEEER
gl 2022412 A 31 H 20214612 A 31 H
1 2 5 AN
?ﬁ”z FEE25 A 949.36 108.860.67
3 % AN
?ﬁ”ziﬂ 25 3k 2949.19 -108,543.62
7.4.13.4.2 ANC X
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AN RS 2 45 < Rt T L 9 22 R BROR SR I <2 vt B DR ANV R A2 Bl i 2R e 50 14
PR o AR ik < (105 53V R B 5 P 3t 5 7 T I 2 T 4 5 5 LI EL A ML F8 ¥ SR 32 1 A B IE
FFHIAICER, AR B AN TN R MM, Rexr B G B e AR T

Xt N RS T ARV 3 R 30 2 A o R 2 e v (B 0 3 PR R

7.4.13.4.2.1 AN R A
A ARG
AR
20224128 31H
| —
X B | Ffl At
wEARD wEART | frEARH
DO ishanily
H B
%iﬁ/ﬁ@ 27,013,006.89 27,013,006.89
Breath 27,013,006.89 27,013,006.89
PSR T o4
ik
il ezasn
B AR
AL R B 27,013,006.89 27,013,006.89
mpCE ]
EEER
20214E12 3 31H
i H —
EJT BH | Hiume A
e ARm e ARm | fre AR

PASR T
B 7=
%iﬁ/ﬁ\ﬂ 835,587.20 835,587.20
B et 835,587.20 835,587.20
PSR T o
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B 47 5t
il =any
B AR R
AR RS i - 835,587.20 - 835,587.20
mpER
7.4.13.4.2.2 AN X6 BRSO 07
5853 il A Al 1T 370 B AR AN AR
X% = A s 3R H JE 4 5 P VB 1)
e (A NRMI)
FH A AT & 1 A5 5)) PN 4EREE
/\;I:ﬁ
7 20224 12 H31H | 2021412 A 31 H
B A fAE A N R FHE 5% 1,350,650.34 41,779.36
B A A N IR MIZAE 5% -1,350,650.34 -41,779.36
7.4.13.4.3 HAtA R X

LA AR XU R 95 2 4B FIT AR g ik D EL 1) 23 Fo U 1B AR R B e it B DK B T 32 R S AT
AT A CLAMA T 3040 A% PR R AR Bl T A 2R el A XA o ANk < 1 B BT TIESR A2 5 i |
T BER AT 8] (R M T 37558 5 BOAIE S, B i s ) At AR A XS RS T B MIE TR AT B4R B &
208 T DUBURFIR SR TR S0, B Al BERYR UL T3 T 37 AR B IR 52

AREEG RS G E BN R A SRS, RA<E L s, @
AR M ATAG LS BER I i, S5 G UEZF I AT R oL, Mo B o B A H S
FE s I RANIETRREVE D M KOE BT, BTG 2k & 5 R 240 58 VU B R BT A R

= HE BB ARG, REHCBE S . B
WAHEGHATEIE, EEREHEGH B30 RESIRO AT A8k A 1 HARAY
1% XS o

BEAk, AT g E BHNEE O AR G MR s et iz, Eliz i 2
Tt B 7 V20 G EAT AR B £, B4R VaR(Value at Risk) i b 45 Sl il A% Jik 4 T I (9 78
FEARSE AR, SIS 3o ARG 3R AT R A2 ) o

s

t{\

7.4.13.4.3.1 HAd A% XU L D
RN NRTIT

H
o
R
>EH
pies
o)
H
=i



] 52 it IR SRS [ 4 VR 15 R IE R 1 B8 ik 4 2022 SE4F AR 75

AHAR R
2022 412 A 31 H 2021 £ 12 A 31 H
b 5t
o ‘
i H G
AV RRE o
N A N amE FEI
18 LA
EN=a
(%)
1 (%)
G A s P — S | 134,424,223.57 83.88 50,685,932.80 13.81
A Gy M G i pE L R
TG E P — R R 10,873,393.80 6.78 | 103,525,855.00 28.21
oM — e JEm R
o
WA A % P — BOIE 5 5%
HAth
&1t 145,297,617.37 90.66 | 154,211,787.80 42.02

7.4.13.4.3.2 FLABANRE XU O SBURRAE S04
ARIEGEHNis 8 &0t 71506 AR S 1 HARN A RS AT 0t TRA
AR RS U E b, Sk 1 E HAh AR B RS AR R, ISR A

BB | oo mm . AT REEAS I, e 4 P A N . IR T R
WO S B E, R R RN B & R i E
XT3 PE TR H 24 B IR BT
o aEn (R, N Moo
R IR A AR B ) AZ 5] A HE AEREE
S 2022 412 A 31 H 2021 412 A 31 H
2o 25 L B v
L S BIRAER 5,108,006.05 2.957,908.21
T 5%
L2 55 L o L T
L S AL -5,108,006.05 12,957.908.21
D 5%

7.4.14 ARE

74141 M T AARHET B FE
ANRMETHESRITENZER, B A R E TR S B A =R N E

FrlE AR Z R E : BB— 2R AR AGEE KT RSB #RA, 5H—

JEIR: BREE— 2 A NABLSMH DSB8 7= B AR ft ELRR Bl Al e v R I N AH s 36 =2k #H
%63 U1, 81T



] 52 it IR SRS [ 4 VR 15 R IE R 1 B8 ik 4 2022 SE4F AR 75

BT P B A AN B U S N E
74142 FERUARMHETENESB TR
741421 FRREBMTEKARME

Hhr. NRMoo

N RAE T REIR TR I

ZIS RN

EERER

Rk 2022 £ 12 H 31 H 2021 4 12 A 31 H
F—EIR 134,174,471.65 50,685,932.80
HER 10,873,393.80 103,525,855.00
F=FEIR 249,751.92 -

a1t 145,297 ,617.37 154,211,787.80

7.414.2.2 A SRMERTIREIRAIH E K2R )

SHFAFFNIAAE G SRR T, &I NG FEATFRATERE I, AREE
AN T2 Gy AT BRI B R BH ALK A OGH R A RAMEFIN B — 2K, FEARAE AN 14
SR FH R A So N (T R R T BT R U BT I AR Z IR, e A
BB A SRAME R E 5 — 2 R EEE =R IR

7.4.14.2.3 BEZBIRA R ERBELZINEM
7.4.14.2.3.1 FEZBRA RO EKBEZIIEHR

Bz ANRMoT

A3

20221 1 H£ 2022412 4 31 H

s

A2 oy M R Bt

#it

i BB R

) A

LIPS

S R A

N =RIR

1,095,434.39

1,095,434.39

B = RIK

1,114,116.23

1,114,116.23

=4 JA 15 B A5 K A A

268,433.76

268,433.76

Horpe th A SR RIS
GIEE/S

268,433.76

268,433.76

TEAH AL
e AR AR B R
)

AR

249,751.92

249,751.92

WARIFAT SR =)
KRB T AR
3 2 FR) AR S5 B
PR AL Z—0
e A2 B4 o

32,623.24 32,623.24

=
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AT I
2021 4£ 11 J 18 H CGE&&RANHD 52021 412 A
1 H 31 H
5 k< 5 2t
5§t IS BE i
1R
= 10
= I B4
BNHZJRIK
e =Rk
= R3S 5
s TSR RIS
B R
A b ZR
Wi (R RIS B R (B
)
AR
SAARDIRFA IR =)
R BB =T N A
i it 1) K SE DA 75
PR —A T
it {E 22 2451
7.4.14.2.32 EHEEATREMAMER B =R KA RN ETH R
Bfii: NRMIT
. ANADRE i N H
/, 2 FH
g | ARESTRBEEEG | mmier | A
EE ZALIiES S
R f 5% 249,751.92 Hkitﬁﬁiyii %ﬁ%gfﬁit 0.1891-0.4825 | Al
8 BEAGHRSE
8.1 MIRE & B A EHI
SHURAL: NRMIT
He G B
e B o g ﬁ(;imw%
1 Bl BB 134,424,223.57 83.48
Horps B 134,424,223.57 83.48
2 HERH
3 ] W $5 10,873,393.80 6.75
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7% 10,873,393.80 6.75
ATRES & SRl - -
4 b B - -
G AT AR SR ; ]
6 SENIREE Sl - -
e S =X [l e ) SF
NIRAE SR s 7
PRATIE RN 45 584k 4
7 s 15,608,653.82 9.69
8 A % 1 5% 109,963.44 0.07
9 it 161,016,234.63 100.00
e BUEARRE IR, HEe T @ ROE A SR S R A R E I AR T
27,013,006.89 Jt, ik s fHE EE ] 16.86%.

8.2 MERREAT W R ER R A&
8.2.1 IR E HIRIZAT W R BERRA S

j 53 4 VP
e AT 5 ARUE o

fEEEE (%)

A VSO NN O 114 3,143,224.50 1.96

B | REE 2,832,128.00 1.77

C il 3l 73,671,987.76 45.97
5 1. #T1. R SoKA = At

A2 5,625,600.00 3.51

E jeisn4 ; ]

Foo | RS 3,047,240.00 1.90

G | @iz, EhE s 4,254,802.50 2.65

H | AR O 1,960,560.00 1.22
I &R ARG BRI S

A 4,295,754.33 2.68

U X4 6,805,337.38 425

K J5 H b ] ]

L FRL G AN 55 AR 55l ] ]
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2T % N1 &4 1,725,359.53 1.08
KL FRBEAN A L 15 i E 22,813.96 0.01
JE R SS E BT oA AR 45 ] ]
HUH - -
PAARE 2 TAE 26,408.72 0.02
S AR AR AR ] ]

wnl ® O v O z| Z

ey ; ;

&t 107,411,216.68 67.02

8.2.2 METAREAT WL REBBOER KRR R A&

AT ~RME (NRTD 3G T P EHE LR (%)
THIR 12,605,705.66 7.87
K 6,199,338.46 3.87
SR 3,810,443.28 2.38
IR 2,719,506.92 1.70
R 1,678,012.57 1.05
it 27,013,006.89 16.86

T BLEAT W SR 2 AT b 3 28 b

8.3 JRIZ A SME b5 TG B 7= 8 HUI KN BT B 1R B A 4
SRR ARG

P o
g | REAR Ji EE AR (k) e

HELLBI(%)
1 H00700 i v % 17,100.00 5,101,822.28 3.18
2 002352 =42 it 73,200.00 4,228.,032.00 2.64
3 601985 R HE 658,300.00 3,949,800.00 2.46
4 603369 A 2% 73,200.00 3,725,880.00 2.32
5 H03690 FH-w 22.,600.00 3,526,826.48 2.20
6 000858 FARTK 19,400.00 3,505,386.00 2.19
7 600519 YAE = 2,000.00 3,454,000.00 2.16
8 600036 FHRRAT 91,600.00 3,413,016.00 2.13
9 002597 GRS 104,600.00 3,399,500.00 2.12
10 603589 [ ¥-2 57,900.00 3,339,093.00 2.08
11 601658 IS i ER AT 716,400.00 3,309,768.00 2.07
12 H01898 Hh R RE IR 578,000.00 3,278,568.88 2.05

o7, Hs1m



] 5 i AR SR [l 4R

Ra

WF PR R4y 2022 FFAERER 2

13 000651 ¥ 1A 100,600.00 3,251,392.00 2.03
14 002311 g REE ] 50,700.00 3,129,711.00 1.95
15 603486 ALK 42,000.00 3,063,480.00 1.91
16 H01088 rh [E] 1 A 145,000.00 2,920,769.58 1.82
17 688366 Zig R 29,215.00 2,849,631.10 1.78
18 601001 il 236,800.00 2,832,128.00 1.77
19 600305 QENliENIA 200,900.00 2,473,079.00 1.54
20 H06886 HTSC 282,800.00 2,255,867.63 1.41
21 H00728 [ HLA5 810,000.00 2,221,294.51 1.39
22 603444 & LbkRE 7,000.00 2,189,880.00 1.37
23 300073 E Py 5 37,600.00 2,120,640.00 1.32
24 002555 =-LHE 112,300.00 2,032,630.00 1.27
25 002466 KN 25,300.00 1,998,447.00 1.25
26 600754 P AR[IAS 33,600.00 1,960,560.00 1.22
27 300294 A 48,900.00 1,787,784.00 1.12
28 601636 TV AR [4] 151,900.00 1,730,141.00 1.08
29 300347 MR 16,400.00 1,718,720.00 1.07
30 HO00883 | H [E v A i 188,227.00 1,678,012.57 1.05
31 600161 RIEZHEW) 70,700.00 1,677,711.00 1.05
32 600900 KILH S 79,800.00 1,675,800.00 1.05
33 600887 BRI AR 53,600.00 1,661,600.00 1.04
34 600309 Jietksy 17,900.00 1,658,435.00 1.03
35 300760 iRy 5,200.00 1,643,044.00 1.03
36 H00175 GRbEE 161,000.00 1,639,507.76 1.02
37 000568 PN 7,300.00 1,637,244.00 1.02
38 601966 B iG 79,900.00 1,636,352.00 1.02
39 000860 g% A b 54,400.00 1,622,208.00 1.01
40 002507 PRV 62,000.00 1,597,740.00 1.00
41 300498 i I 80,400.00 1,578,252.00 0.98
42 H00941 vh & £% 3] 34,000.00 1,571,708.57 0.98
43 002714 W iy 32,102.00 1,564,972.50 0.98
44 H03908 AL 116,800.00 1,554,575.65 0.97
45 603883 Zal 38,200.00 1,545,954.00 0.96
46 000768 FRTTE K 60,400.00 1,537,180.00 0.96
47 600885 T RSB 45,400.00 1,516,814.00 0.95
48 601607 iR 84,200.00 1,501,286.00 0.94
49 605507 2 55,900.00 1,479,673.00 0.92
50 000513 TN EREE 4] 44.200.00 1,435,616.00 0.90
51 688696 MoK BH 8,631.00 1,434,472.20 0.90
52 603583 T2 B IR 5 55,200.00 1,410,912.00 0.88
53 688208 THE R 44,590.00 1,406,814.50 0.88
54 002216 e ST 75,400.00 1,395,654.00 0.87
55 688778 J2 5387 e 17,214.00 1,337,183.52 0.83
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] 58 i B SRS (A1 VR & BIE SR 4% T 3 4 2022 SRR FE R
56 002444 EERHY 65,000.00 1,233,700.00 0.77
57 603799 RN 19,660.00 1,093,685.80 0.68
58 H02333 KA 119,000.00 1,079,999.16 0.67
59 002371 B | agssell 4,000.00 901,200.00 0.56
60 000739 B 25l 38,800.00 835,752.00 0.52
61 600391 MUK B 45,500.00 808,535.00 0.50
62 603170 TOLE 25,900.00 733,747.00 0.46
63 688012 HH LA ] 7,363.00 721,647.63 0.45
64 688271 S ALSig 3,463.00 612,881.74 0.38
65 688037 CRYR T 3,061.00 479,046.50 0.30
66 HO01024 RF-W 2,900.00 184,053.82 0.11
67 688371 FEIRZ 6,027.00 118,189.47 0.07
68 601136 HANESR 4,739.00 82,553.38 0.05
69 001301 i) KB 1,164.00 68,722.56 0.04
70 301266 FHEHM 517.00 39,085.20 0.02
71 601022 TR E 1,983.00 26,770.50 0.02
72 301239 o T R s 379.00 26,408.72 0.02
73 301238 Tity 22 B A4 1,029.00 23,142.21 0.01
74 301175 HH LA LR 3,796.00 22,813.96 0.01
75 301286 el A 784.00 19,372.64 0.01
76 301302 R 302.00 19,337.06 0.01
77 301269 HERILR 203.00 17,851.82 0.01
78 301160 FIRE T A4 392.00 13,963.04 0.01
79 301095 IR 154.00 13,319.46 0.01
80 001333 HeAe B 426.00 12,332.70 0.01
81 301220 VA Ay 285.00 10,496.55 0.01
82 301139 JUIE IS 373.00 9,440.63 0.01
83 301195 Jb g 5 110.00 8,034.40 0.01
84 301125 b5 VK T 327.00 7,877.43 0.00
85 301306 P 157.00 6,639.53 0.00
86 301121 AT 131.00 6,519.87 0.00
87 301132 WP RHEL 261.00 6,389.28 0.00
88 301233 B By 158.00 5,419.40 0.00
89 301197 T REBHHE 262.00 5,260.96 0.00
90 301318 Y4 83.00 3,464.42 0.00
8.4 EBANREHHASHEKRNTS)
8.4.1 R EANEHE H W HEESFE = #E 2% 5HT 20 & RE A
SEEAL: NIt

5 B2 4
75 Jie ZEARAG JI ZE A4 R N 1= PN e

T HE b
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] 5 i AR SR [l 4R

Ra

WF PR R4y 2022 FFAERER 2

B (%)
1 002466 KA 28,738,610.00 7.83
2 601001 il 28,647,947.04 7.81
3 603799 RN 24,726,335.00 6.74
4 601225 B S 24,715,686.00 6.74
5 000792 SR A 22,227,419.00 6.06
6 000983 Ly P AR 21,144,396.75 5.76
7 601898 R e YR 20,769,580.09 5.66
8 600546 L 5 B 19,672,248.00 5.36
9 600985 HEIEH Ik 19,543,844.93 5.33
10 002756 TR R 19,167,975.00 5.22
11 002240 B Re 18,074,027.08 4.93
12 002460 Er=<iN 17,650,019.20 4.81
13 601666 AR AR 17,222,529.05 4.69
14 000762 [N 4 17,061,943.00 4.65
15 601699 % 2N Re 17,060,924.49 4.65
16 H01898 R RE YR 17,059,700.91 4.65
17 002311 N YT 16,680,251.00 4.55
18 002738 W SR 16,552,191.57 4.51
19 600596 g By 16,450,881.28 4.48
20 000937 = REYR 14,893,366.54 4.06
21 600499 Bk ik 13,871,492.00 3.78
22 002714 W Ay 12,754,622.00 3.48
23 603260 et N4 11,979,155.12 3.26
24 000408 RS A Y 11,579,297.00 3.16
25 300498 & A 11,181,848.44 3.05
26 601899 Ke&nlk 10,933,852.00 2.98
27 001979 e 10,831,730.63 2.95
28 600395 BT Ay 10,551,274.00 2.88
29 300014 o468 e 10,498,515.98 2.86
30 601668 Hh ] 5 10,455,613.00 2.85
31 H00700 P TR 10,209,526.93 2.78
32 000776 I RAES 9,830,293.98 2.68
33 H02333 KIIRE 9,757,603.87 2.66
34 601288 LNV HRAT 9,691,080.00 2.64
35 600383 S AR 4] 9,492,567.00 2.59
36 600348 HEBH By 9,379,655.64 2.56
37 600519 YAE =) 9,245,194.20 2.52
38 600030 SR 9,192,745.04 2.51
39 600845 FAG A 9,178,508.49 2.50
40 000069 B A 8,770,502.00 2.39
41 H03690 EH—W 8,410,426.28 2.29
42 000568 ViPNE A 8,236,154.00 2.24
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43 002597 GRS 8,087,027.00 2.20
44 600309 Jiteth 8,006,201.00 2.18
45 300059 R E 7,902,379.00 2.15
46 600570 1EAE T 7,849,861.64 2.14
47 600338 ek 2k U 7,557,416.30 2.06
48 H01088 Hh ] 1 4 7,413,712.86 2.02
49 601985 H [E] A% H 7,394,376.00 2.02

TE: RN EIUICR LR (A AN LRACHR) 51, AN FIEMRAL Y
P

8.4.2 R L HEHEHBVEES T ™ #E 2% BT 20 2 FREHA
GEAAL: ARG

i B2 4
5 Ji S ARAG i 55 A4 BR AH Bt e e
Bl (%)

1 002466 R 35,150,365.25 9.58
2 601225 [Siipea’ 28,986,135.68 7.90
3 603799 R 25,448,794.00 6.94
4 000792 SRV 25,378,443.00 6.92
5 601001 il 23,756,827.81 6.47
6 000983 Iiitps=y 23,154,735.20 6.31
7 002756 TR R 23,012,822.42 6.27
8 601898 R AR YR 21,056,180.00 5.74
9 600546 Ll B 20,361,700.47 5.55
10 002240 R Re 19,365,455.68 5.28
11 000762 [P N4 18,421,450.18 5.02
12 002460 =i 4 18,251,906.40 4.97
13 600985 HEAEH M 18,170,059.40 4.95
14 601666 ALy 17,951,150.98 4.89
15 002738 H BRI 17,193,242.52 4.69
16 601699 Wk 2N Re 16,644,162.28 4.54
17 600596 B ey 16,454,958.36 4.48
18 000937 = REYR 14,752,032.00 4.02
19 000069 B3R A 14,106,752.00 3.84
20 002311 R 13,727,453.48 3.74
21 600499 Bhik il 13,247,444.00 3.61
22 603260 e 24 12,501,372.85 3.41
23 H01898 R R 12,341,985.73 3.36
24 000408 JEAS A b 11,632,901.00 3.17
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