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RAEDE AN AR, BLFERZR ARG AR RS AL AR AN A% RS o

7.4.13.4.1 FIZRRAK

R 2 JX 2 4 i L F) 2 S0 M B 40 52 T 3 R 36 AR Bl i R AR sl R o R e iUk vk
G T I B T T3R5 LIS BN A R BRI RS, H bR B R A 8 4 i T RGBT I
AN JE S 1) 225 SRR A0 117 3 ) 236 B3 5 1 B S5 oA SR I 4 TR M ) XU

ARHE G 1 BE 4 FE N 58 J S AR G TN (R SR SR M B D HEAT i, i R A A
ARy R L3 AR R R AT B

ABER A BR P EENRAT R SHEM & FHRES KRR,

7.4.13.4.1.1 FZR Ky i T

HBhr: ANRMIG
AR
2022 %12 A 31 14EDAN 1-5 4E SEMDELE AitHBE it
H
%
. 344,982.257.8

AT 344,982,257.83 i i il

i R S 2,611,682.98 - - 1 2,611,682.98

FHARES 430,187.77 - - 1 430,187.77
. e 2,188,804,426.
TGy A 361,771.92 - 4 2,188,442,654.24

MRS - - - -

IR HA D R - - - 231,007.00,  231,007.00
wre st 348,385,900.50) - - 2,188,673,661.24|2,537,059,561.
Uik

TR - i il _

T 5 14 b A £ - - - -
A A R A A5 . - - -
SE H [9] ) 4 ik 7%
PR
NAE B - - - 82.21 82.21
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AT IBE [R] 3R - - 741,342.78)  741,342.78
NAT A FE SR - - 3,328,260.88 3,328,260.88
MNATHEE % - - 554,710.15  554,710.15
A B AR 55 2% - - 191,047.65  191,047.65
RS B B - - 2.09 2.09
NAS R - - - -
I8 JE A5 A 6 £ - - - -
HoAth A7 4% - - 4,413,884.02| 4,413,884.02
Uiliidseny - - 9,229,329.78 9,229,329.78
) 23R R R A 1 348,385,900.50) 12,179,444,331.46(2,527,830,231.
96
EEEXR
2021 %12 A 31 14N 1-5 48 54D E iR At
H
e
- 368,101,214.4
AT 368,101,214.42 i - 5
GhEE R A4 9,240,340.41 i 1 9,240,340.41
FHARES 1,643,893.05 - 1 1,643,893.05
N L 2,365,914,327.
T o &R e 5,373,728.40) 12,360,540,598.64 o
SENIRAE 4 il % 299,936,009.9
PRI 999.936,009.91 ] | 299:936,
s 1
NS - 4 50,840,580.83| 50,840,580.83
I AL R T R - - 693,266.65  693,266.65
HAh %t~ - - 106,755.58  106,755.58
B it 684,295,186.19 2,412,181,201.703,096,476,387.
89
1 £t
H IR - - - -
PR et - - - -
et it it - - - -
SE H [0 ) 4 ik %
PRk
AT B - 41 9,655,232.34 9,655,232.34
AT TBE [R] 3 - 1 7,000,545.16 | 7,000,545.16
IS BN Fi I - 1 4,026,800.62 | 4,026,800.62
MNATHEE B - 1 671,133.45 671,133.45
AT B R 55 B - 1 201,446.45 201,446.45
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A K - 15.03 15.03
NAS R -

I ZE BT 15 B A1 A5t - - _

HoAth A7 45 41 17,165,151.64 |17,165,151.64

T 1 38,720,324.69| 38,720,324.69

| R UK Bk 1 684,295,186.19 3,057,756,063.

4 2,373,460,877.01
20|

T RPPR ARG T LA 2 RO E, %S 2000E 19 E08E O H s H R

BAT T 33K

7.4.13.4.1.2 R KK B GURYE ST
AFELT 2022 4F 12 A 31 H K 2021 4 12 A 31 HEFFA WA GG sk, BFRFE1
RATAE KRG ALK, R T 32 R 2 R AR Bl AR 8 4 W3 77 1B G B K5 o

7.4.13.4.2 SMC X

AN RS 2 45 < i R Fe (B BAR SR B it PR AT SR AR B M A R e sh KU . AN 4
FEA DARCIKAAL TR M BB MG e, R A AR R AN RS, o AR g 1) 2 8 PN
R A < R NI SR AT A

7.4.13.4.2.1 FNC XS 0
A NRmit
AHAR
20224E12H31H
TiH
ET b3
&t
e ART HEART

LA R E
B

A xRl BE
’1‘—5

375,471,314.49

375,471,314.49

B At

375,471,314.49

375,471,314.49

PASH T HY
Hif%

ey

2559 TidE 82 UL



gL SRR & RS SR & 2022 FFAF RS

wre RS
YRR i T 43 - 375,471,314.49 375,471,314.49
#
LEER
20214£12H31H
mH
¥t M
it
WAEART HEART
AR T B
wre
igjﬁ%ﬁﬁ B 20,904,707.48 20,904,707.48
ErEA - 20,904,707.48 20,904,707.48
PSSR B
it
Uilie=ann - - -
wre i fR At
YRS i T v - 20,904,707.48 20,904,707.48
£l
7.4.13.4.2.2 FMC RS B BUBRE
8% 1% B —IC R UM HoAh T 3528 AR AN AR
B A A H 3 4 % 7 1
Emem (A NRMIo
FH A AR 1 1) AR 5 PR S AERER
T
2022412 H 31 H 2021 4£ 12 A 31 H
AR AR R FHE 5% WhnZ) 18,773,565.72 H8IN%) 1,045,235.37
WA AR MIZE 5% W2 18,773,565.72 kb %) 1,045,235.37

7.4.13.4.3 FHARYHE R

A AP A RS 2 6 4 TR < i T L 2 o AR SR R 00 R i 1 3 R 2 RS M 3 DA
(T I s DR 2 AR B T R AR B BN IR AR o AR 4 T SR B TUEF7 58 5 I B i sRAAT 18] R T 3422 5
(IR SR, T () LA A A% XU SR VR T B AMIE SR R AT L B S B 1 DU SR R SR T s,
AT BESRIE T 1UE 73 17 I B AR U Bl (R B
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ANHE G ) HE < R WS 5 R W O AR A, W BTG . B RCE . BB AT
B, SREB XS R BEA AL T 370 As XU

AT SR AR TR A B 7 B B AR AN S XU . AR B TR AL P RS B8 7 5088 L o <
B 60%-95%; BB AR IR B SRS BE LU BIANEE TS 4 AR BEER 57 1 50%; BN AE 5 H H 24 F1BR
WAR B B A TN H RAES R, B PR FFEL G B 2 H A2 — 4 DL I BUR iz MK T2k &
BPHHER 5%, HPOe M S AT & a7 ORISR RIS B 0 % H A <
TR PR BB R AT P R E R T

BRAh, AIE G AL G BN RE H O A P A7 IR A S i 12, s s T 2 Mo B ik
X AT WS, B4E VaR(Value at Risk)$EbRAE AR MK AT Sl v 2E A4S XUz, S AT
FE X ST REAT PR ER A% il o

7.4.13.4.3.1 FHARM#E XU O
LA, NRTT

AHAR AEER
2022 412 A 31 H 2021 £ 12 A 31 H
o 4
i H
AT [AORaEd
nRE nRME
{H L A3 & L 5]
(%) (%)
T Gy ARl P — IR A R 2,188.,442,654.24 86.57 |  2,360,540,598.64 77.20
T oG P SR - -
T oM T — e BT - -
A A e P — BUE R T - -
ann 2,188,442,654.24 86.57 | 2,360,540,598.64 77.20

7.4.13.4.3.2 F AR #E XU R BURAE ST

i BT R R P € T b St LR R HE R AR 5
Bie b 4k LA AR B oAt 17 3% 748 & AR FF AR
X P AR H 3 4 0 PR EHE
Mg (AL NRmoo
i AH 2 XU A & 1 AR 5 KM AR
2022 £ 12 A 31 H 2021 £ 12 H 31 H
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Mg b i S e E 5% W% 136,955,297.68 Whn# 173,155,002.13
Vb g L e B v T B 5% Tk %) 136,955,297.68 W%y 173,155,002.13

7.4.14 ARHHE
7.4.14.1 ST EARMETHRKTTE

A RMETTRERFTBREIR, XA SO E TR R = B 2 N E TR 1 R A
JRRPE : B R AR B B BRI ER T S LR B IRAY: BE R I R RO
{E AN G B 7= 8 6 A5 L R B v R AR B = 20K OGPl S 5 AR AN P W i A
7.4.14.2 FFERIUA R ETENESB TR
7.4.14.2.1 BEREHTEKA RME

HAL: NRMJe
. ‘ ES RS LARRER
ARMETFESRITERER
2022 412 A 31 H 2021 4£ 12 A 31 H

=Y 2,185,980,031.00 2,356,845,832.55
=Y - 3,503,504.49
H=RIR 2,824,395.16 5,564,990.00

ann 2,188,804,426.16 2,365,914,327.04

7.4.14.2.2 ARWEFTEE IR E K E XS]

ARHEL DL F B B IR E e S UR A HOA BN & E IR Z IR I 2. 3T AT 5
MR BRGRYE, A HIERHEIUEM, 5 AEIREEAR AT RATERE M, RS TFM
H 222 Gy E SR A IA) . 228 5 AN R 300 1) B BRAE SRR AR DGR I A SRIMEFIN S — B IR, IR
30 At L 88 v SR P AT A S A T B T 5 L R S AT B2 IR, o h DR
RSP W IR [N OO =) 0 S = 8

7.4.14.2.3 E=BRA RN ERBRTINER
7.4.14.2.3.1 E=EIRA RN ERBKLTINER

B NRMIG
i H N
2022 1 H1HE20224 12 H31 H
28 P & Rl gt At
s Bt Ji SE A Bt

IR %0 - 5,564,990.00 5,564,990.00

4 J0 % - 2,379,239.38 2,379,239.38
=L
/4
A
LZIN
F=EIR

B - 4,612,141.05 4,612,141.05
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F=JRIK

=4
A5 Bl 357
KA

-507,693.17

-507,693.17

Hrp
TR
IERIESS:

ok

-507,693.17

-507,693.17

T A
LR
IRRIESSE
Bk

)

LIRS
R

2,824,395.16

2,824,395.16

LIRS
(AERRERi]
BRI
EAT A
TEAZY]
i A AR
SEHLRAS
BARR I
A7)
e E
AR Ef) 15 2

445,155.78

445,155.78

75 H

AEFE AT L 3 A
2021 F 1 H1 HE 2021412 A 31 H

AT SRl Bt

51

B

B B

it

IR

243,819.75

243,819.75

LIPS

2,457,899.25

2,457,899.25

=4
/4
H

10,670.66

10,670.66

LZIN
FH=JRIK

et
FH=JRIR

863,475.95

863,475.95

SR
AAG Bl 157
REH

3,737,417.61

3,737,417.61

H:

3,737,417.61

3,737,417.61
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L BRI IR G ROE R BT A 4 2022 SF RS
T A
ESIESE
PN
TN A
Ziel s
RIES
ik (&
)
AR
. 5,564,990.00 5,564,990.00
RA
AR
UBESRERID]
FB=FEK
SR
DAL
IR 3,107,090.75 3,107,090.75
SEILRIAS
BB
AR 5]
NYIRIXIE)
AR B
7.4.14.2.3.2 FHEBBERNTRZMANERFE =ERARMETERFER
Az, NRMoc
ANH S N E
AWIRART | KA ES 52X i
i W Sz
A o & S5k © ’;EH 2
PR 5 SERIAS I | IR SRR A FR A A P
_ il .
o 2,824,395.16 —— P 0.2319-2.4756 | A<
ZNEIpE =2 PN
FEERA | RHBMER: 52 et
Iﬁ ?**‘ SZ.
H ol & Sk o 'ﬁgﬁ {2 Al
PR A SERIMAS I | B SR A B A P 1 s
- il .
a5 5,564,990.00 —— O T A 2 2 0.3055-1.7836 | ftAR

7.4.14.3 ERFEKUA RMHETHE R SR T A3
AFE AR IR Je LRI ARFFA AR BLA SR E TR & T A
7.4.14.4 AUA Rt ETT BRI SR T R AU
AFEGRFAT A A Fe OB vF 5 (1 ik T2 DA A T R (0 b B A g e, X sk
i L DR LR R R B, Pl ALK N B 5 2 Fe O (B AR
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7.4.15 B THEBA P& THRE T E U H ) HAARE IR
7.4.15.1 K EHIR

BER AR, AL To /5 E U A o H I

7.4.15.2 HAh =I5

BER IR H, ARETOHZ U K H AL H 2T

7.4.15.3 W 5K F L
AMEREFC T 2023 4E 3 H 27 HAARIL S KRS8 Ak,

§8 WHEAGHRE
8.1 HiIRESHHAHN
s NRmo
e 5H o of 4 B 7 1 LA
(%)
1 B 4% 5% 2,188,442,654.24 86.26
Hre JBRE 2,188,442,654.24 86.26
2 B - -
3 Ii] 5 WAL s $5E E 361,771.92 0.01
Hrr: iz 361,771.92 0.01
B SRR - -
4 b B - -
5 S RAT AR SR - -
6 SN IR B 4 il % 7 - -
e SR = R 1 SN
R 4 il i -
7 ?Eﬁﬁ%ﬁn%ﬁ%ﬁéﬁ 347,593,940.81 13.70
it
8 At 25 T % 661,194.77 0.03
9 &t 2,537,059,561.74 100.00

VE: R AR AT Sl i i A A S L3R IS A R E N 375,471,314.49 76, (HEER
FEIEHE LE BN 14.85%
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8.2 HIAREATIL A R ERE A S
8.2.1 WMEMIREAT U RKTHBERRAS
EEEAL: AR

R ) A o i {jﬂam :
A R R AR, il - .
KAl 354,027,362.50 14.01
il 781,916,353.72 30.93
D 0I5, BTy SRR 314,967,617.01 12.46
LR D
E e N4 29,055,948.40 1.15
F LR AN 56,885,429.50 2.25
G AZIEH . B EATHEEOL 129,136,586.00 5.11
H {18 Fa ol 14,348,265.00 0.57
. E¥SYi TN CE I ENSES %N 15.493.390.72 061
Jik 55l U
J SRl 37,664,951.38 1.49
K S Hb b 40,182,202.99 1.59
L FE BP9 I 5k - .
M BHEEREFEAEA RS 14,268,069.95 0.56
N ACH, RS AIERR A 9,470.00 0.00
N1%
o JE RS B BRI A R 5 ] )
Mk
P BE 24,999,711.94 0.99
Q PAMAS TAE 15,980.64 0.00
R Ak ARE R R - .
S ey - -
it 1,812,971,339.75 71.72

8.2.2 REWIREATIL G REBEEBR R RERTAS

175 ARME (AR 7 B4 T B ] (%)
Re TR 48,380,807.37 1.91
R AL 32,261,991.40 1.28
A H ARG 9 32,747,894.56 1.30
BT PR f 21,709,408.79 0.86
SRt 45,717,237.03 1.81
ERSETN 2,781,321.20 0.11
H1E R 130,648,419.62 5.17
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NEE N4 35,235,499.66 1.39
i = 25,988,734.86 1.03
&1t 375,471,314.49 14.85

8.3 BRI A~ R E GRS T HE BN BT B S B B B 48

EHEAL NRMT

R | mImRE | REek HR(R) A AR
L %)

1 00700 I TR I 437,900 130,648,419.62 5.17
2 600583 R TR 13,404,800 81,233,088.00 3.21
3 600875 RITHA 3,526,700 74,131,234.00 2.93
4 600027 A Ha [ B 11,999,000 70,554,120.00 2.79
5 601958 SRy 4,947,400 57,142,470.00 2.26
6 600021 g g 5,704,100 57,098,041.00 2.26
7 600968 TR R 19,737,600 56,844,288.00 225
8 601699 i a7 NI 3,164,200 53,316,770.00 2.11
9 00883 Hh ] A 5,427,000 48,380,807.37 1.91
10 000983 Ly PG A 3,916,930 45,632,234.50 1.81
11 600886 4% 4,055,978 43,926,241.74 1.74
12 002129 TCL H13f 1,165,600 43,896,496.00 1.74
13 600029 [Eapap. IR 5,289,300 40,198,680.00 1.59
14 02628 EES PN 3,147,000 37,669,017.25 1.49
15 002606 KRIEHE 4,008,100 37,595,978.00 1.49
16 600888 BT EE A A 4,448,657 36,434,500.83 1.44
17 300750 T AR 89,631 35,262,628.02 1.39
18 300026 ANSEZSN 5,941,089 33,745,385.52 1.33
19 600863 RE-Z2E 9,548,700 33,324,963.00 1.32
20 002478 wE WA 5,838,100 32,868,503.00 1.30
21 600529 L R 253 1,119,400 31,790,960.00 1.26
22 600509 K& REIR 6,134,500 31,776,710.00 1.26
23 000543 fE e HL /) 6,762,300 30,295,104.00 1.20
24 02380 [ L 10,165,000 29,964,295.52 1.19
25 603878 EwEi N 2,781,480 29,928,724.80 1.18
26 600582 RHFHE 5,739,100 29,843,320.00 1.18
27 000683 NSRBI 3,788,400 29,701,056.00 1.17
28 600039 Ug )11 s 2,612,945 29,055,948.40 1.15
29 600690 IR K 1,179,100 28,840,786.00 1.14
30 301263 B 873,417 28.,386,052.50 1.12
31 001979 FA R b 2,216,253 27,991,275.39 1.11
32 003032 e HE 1,448,419 24,999,711.94 0.99
33 03690 EH—W 157,700 24,609,758.22 0.97
34 300438 TS A% fiE 5t 294,300 22,952,457.00 0.91
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601816 PR 4,593,200 22.,598,544.00 0.89
00570 w2 6,846,000 21,709,408.79 0.86
600497 th 7 B 4,268,000 21,596,080.00 0.85
603368 M2 4E A1 1,154,800 21,560,116.00 0.85
600803 BBy 1,335,200 21,496,720.00 0.85
002597 SRS 645,100 20,965,750.00 0.83
603885 AL 1,278,900 20,692,602.00 0.82
600030 S IES: 1,038,900 20,684,499.00 0.82
688008 TR 329,895 20,651,427.00 0.82
00189 RS 2,598,000 19,934,945.80 0.79
002460 Erzing 265,840 18,478,538.40 0.73
003033 FEAD T, 391,300 17,373,720.00 0.69
300881 B IR 537,600 17,251,584.00 0.68
300765 i 1,040,700 16,422,246.00 0.65
600428 G R 2,583,700 15,398,852.00 0.61
300452 LLiym] 244 831,500 14,567,880.00 0.58
601388 TR ERTTYH 4,359,100 14,559,394.00 0.58
002353 ANHf Iy 514,100 14,348,531.00 0.57
600754 ARG 245,900 14,348,265.00 0.57
601226 HEHLE T 2,444,200 13,883,056.00 0.55
601058 B i 1,296,500 12,990,930.00 0.51
688498 TEARFHE 104,153 12,449,408.09 0.49
688618 —HE@EE 147,581 11,791,721.90 0.47
600023 WreeH /) 3,082,400 10,757,576.00 0.43
601088 Hh [ i A 389,000 10,744,180.00 0.43
002120 BIE A 743,000 10,684,340.00 0.42
002895 JIME Ay 371,700 9,690,219.00 0.38
603556 IS 549,600 9,672,960.00 0.38
000913 BRITEEHE 510,800 9,439,584.00 0.37
601666 PR 7y 862,300 9,321,463.00 0.37
688633 EIA 206,008 9,208,557.60 0.36
601985 i [E % 1,528,900 9,173,400.00 0.36
002128 FL R RE IR 738,400 9,111,856.00 0.36
000762 [LE:20m4 235,300 9,084,933.00 0.36
600521 g2l 398,300 8,706,838.00 0.34
300494 TSR A 2% 579,100 8,645,963.00 0.34
00123 T Hh = 985,000 8,314,780.48 0.33
601333 IRk 3,630,900 8,242,143.00 0.33
00241 ] B fik 1,370,000 8,138,136.34 0.32
01299 RIRARBS 103,800 8,048,219.78 0.32
00546 BEAER 1,829,000 7,760,506.44 0.31
01908 o 1 B 4] 378,000 7,681,675.37 0.30
601555 RRIUESF 1,173,300 7,661,649.00 0.30
002831 ¥ FI RS 228,700 7,563,109.00 0.30
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79 002594 EL ¥ 3 28,900 7,426,433.00 0.29
80 06098 SR b AR 55 417,000 7,241,275.39 0.29
81 600546 Ly 1] s 478,900 6,939,261.00 0.27
82 600585 HEREIK 253,000 6,927,140.00 0.27
83 600325 Ry 716,160 6,488,409.60 0.26
84 000686 ARACUESR 972,000 6,318,000.00 0.25
85 688123 R 60,446 6,117,135.20 0.24
86 002539 = 517,900 5,759,048.00 0.23
87 600376 IRy 1,002,200 5,702,518.00 0.23
88 002463 VakiN gl 474,110 5,641,909.00 0.22
89 688722 [ 2 311,003 5,616,714.18 0.22
90 688208 THIERHY 171,367 5,406,628.85 0.21
9] 01193 IR 201,400 5,271,204.14 0.21
92 600131 BRESE] 349,000 5,221,040.00 0.21
93 601111 S RRES NS 486,000 5,151,600.00 0.20
94 300775 =i % 132,900 5,050,200.00 0.20
95 02689 Yo gol 718,000 4,566,539.16 0.18
96 600116 =yl 515,496 4,417,800.72 0.17
97 688668 B R 62,607 4,132,062.00 0.16
98 603871 e X s 159,000 3,593,400.00 0.14
99 000915 Ik 65,000 2,957,500.00 0.12
100 601456 FEIE 27 259,400 2,918,250.00 0.12
101 00268 G [E PR 186,000 2,781,321.20 0.11
102 00688 [ A KR 149,500 2,751,003.62 0.11
103 601021 BFERAE 40,100 2,576,425.00 0.10
104 600642 FH eI 1y 389,000 2,135,610.00 0.08
105 688392 O RGHE 13,758 1,990,920.18 0.08
106 603639 R R 77,800 1,987,012.00 0.08
107 600216 e RAN ] 169,000 1,975,610.00 0.08
108 003000 B 108,000 1,273,320.00 0.05
109 688031 EWRHL 12,047 949,303.60 0.04
110 688428 T A 70,700 907,081.00 0.04
111 688172 He I 40,177 762,559.46 0.03
112 301035 MEES gl 6,438 560,749.80 0.02
113 688387 ZRE ) 106,186 533,053.72 0.02
114 688503 R AL 3,277 488,633.47 0.02
115 688061 NGRS 3,972 370,786.20 0.01
116 688380 Hg R 12,677 335,179.88 0.01
117 301356 RIRM AR 6,132 276,680.38 0.01
118 688073 EEREEY 2,544 208,989.60 0.01
119 301115 AR 6,850 169,544.35 0.01
120 301296 e 10,411 160,276.85 0.01
121 688084 A i S 1,875 155,025.00 0.01
122 301328 Yl i1 1,910 153,250.76 0.01
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123 301339 BATE 9,127 150,339.65 0.01
124 688391 IR R 1,397 140,524.23 0.01
125 301280 ERIFHE 2,783 132,065.20 0.01
126 301277 BOR 4,384 125,209.57 0.00
127 301366 — R 2,672 124,831.72 0.00
128 301361 AR B 5,169 115,134.16 0.00
129 301269 LYVIPN 1,168 102,713.92 0.00
130 688670 it g 2,310 99,306.90 0.00
131 301265 IR 8,181 99,226.62 0.00
132 301176 RS 5,431 94,661.79 0.00
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