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SIS, BAOREE H AR 1 I8 0] FR I AT 7 S AR H w22 BB 7 i Al A B e

I, AR < O 2 B BN G L & B2 B 152 Sy RIS H 522 S0t TSR 21855
JRIURSAZ Zy 0 T WO 95 K00 BEATBE T3 RALFF K S50 AT 6 E R ER R A 5 7 A O HE N B, DAL
X ANTR] IR AE G o 7SI it 52 5 00 6 B0 T AT B 25 VR B S5 T P s T AR R < D308 [ ) 22 5 R U 81
PR AIAE 5y 0F - XU o A, AR I 4 R 6 8 BN S N7, 7 308 [ D A8 o o 440l o e R g 4
fin PR B L0 S SO 2R KRR BT A ot ) XS IR 0 5 11 A2 50 AR OR B 1 it 4% Fe i i B2
Bl IAESFASFSUETR B 7 b b o IR B 5 0\ 8 B HA A4 D9 58 5 o0 T OT B (el Wy 22 By v, w4
SZJGUA i 0 B 0T SR e < R 240 R KRB Y T DR — 3

e

7.4.13.4 TR
17373 RS A2 5 7 4 BT 8 4 ik T L 1) 2 o A B R SR L 4978 12 TR B A T 3 35 28 A0 A TR 25 R AR B g
RAED AR, AL HER R AN XS AT At A7 XU

7.4.13.4.1 F)ZR AR
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MR RS 2 415 < i R PR 2 P B BROR SR 3 B 32 T 3 M R A8l i A A s R AU, o 1) R
SR e TR T R T A R BT EA SOUHE R R ARS, LA s A SR I e TR
W A8 23U 1) 05 PRORR 45 7 47 ) 3 8T 5 B 0 AR SR I < AT 2 i F XU o

A < 1R O < TN RS AR S < T W () SR AU P B 1 BEAT A%, IRl R BB AL S A
R0 LI R R AT B

ARI A SRR R B e i A A TS, ISR I R 2 B S s L
TEAEARRREE EAAT T A R AR . AR G5 A7 IR SR U E 31 7 B ZONIRAT AR a5y

& AAHRIRIESE . RNRE SR G55

7.4.13.4.1.1 F)ZR K i T

¥fr. NRMIG
AR
2022 %12 A 31 14EDAN 1-5 4E SEMDELE s it
H
%
. 568,726,105.3
AT 568,726,105.38 i i . .
- S 2,363,262.47 - - 1 2,363,262.47
FHARES 309,734.83 - - 1 309,734.83
N I 3,473,446,839.
oG R e - 92,367,220.28  30,737,547.95| 3,350,342,071.25 P
I STE SR - - - - -
IR HA T R - - - 1,884,410.91 1,884,410.91
wre st 571,399,102.68 92,367,220.28  30,737,547.95| 3,352,226,482.164,046,730,353.
07
1451
TR - - - - -
T 5y 14 b A £ - - - - -
R4 4 b f5 . - - - -
SE H (B0 4 b %
FEEK
NAHE B - - - 222.59 222.59
AT IBE [R] 2R - - - 4,020,184.81| 4,020,184.81
A FE N FH T - - - 4,884,100.78 4,884,100.78
NATHEE B - - - 814,016.81| 814,016.81
A AR 55 2% - - - 422.431.46) 422.431.46
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A K - - - - -
NAS R - - - - -
I ZE BT 15 B A1 A5t - - - - -
HoAth A7 45 - - - 2,369,705.09] 2,369,705.09
UikTgsean - - 1 12,510,661.54 12,510,661.54
| R UK Bk 1 571,399,102.68 92,367,220.28  30,737,547.95| 3,339,715,820.62|4,034,219,691.
53
FEER
2021 512 A 31 14EMRA 1-5 4¢ 54Dl E itBE &1t
H
wre
P 505,620,948.8
AT 505,620,948.84 - - - |
= S 23,318,904.75 - - 123,318,904.75
FHARIES 1,012,332.96 - - 1 1,012,332.96
N e 3,866,093,503.
Gy P A e 111,013,963.24 40,124,000.00 43,714,955,539.94 8
INUCR &N - - - - -
HAth %t r= - - - 737,860.23|  737,860.23
I IR FR T R - - - 2,023,916.19] 2,023,916.19
wre st 640,966,149.79 40,124,000.00 3,717,717,316.36/4,398,807,466.
15
1451
TR - - - - -
B L et K - - - - -
A A Rl A A5 . - - - -
SE H [0] ) 4 ik %

PR i
NAE B - - 1 37,476,526.66 |37,476,526.66
AT IBE [R] 2% - - 1 7,432,397.42 7,432,397.42

A FE N FHR T - - 5,660,352.00 5,660,352.00
MNATHEE 7 - - 4 943,392.01 943,392.01
AT AR 55 2% - - 1 336,494.54 336,494.54
N A Fod - - - 6.89 6.89
NAS R - - - - -

36 S P49 A 1 £ - - - - -
HoAth 47151 - - 41 5,124,165.07 | 5,124,165.07
UikTysean - - 1 56,973,334.59| 56,973,334.59
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40,124,000.00 3,660,743,981.77

R AU B R 11 640,966,149.79 4,341,834,131.

56

T R PR ARG T LA O e, %S 200 A A =R EHTE i H BT H 2.
FH5 TR,

7.4.13.4.1.2 PR KIBURE AT

T 2022412 A 31 H, REEERA R G R RTETA FOME 5 5415 087 10 L)y
3.05%((2021 7 12 H 31 H: 3.48%), PEUTi IR Z (M AR B0 T A 4 B 7 o B KR (2021 4F 12
H 31 H: [,

7.4.13.4.2 SMC RS

AN R 2 48 4 i T LB 2 Fo B B AR SR B & i = RN R AR sh i R AE S sh B X . AR FE 4
R A LACIK AN i % 7=, DRI AAAE AR N AN XU o« AN 3 478 8N4 H A 3L 4 (1 AN Sk
SPHEAT IR

7.4.13.4.2.1 SN XU i
Bfr: NIRRT
IR
20224E12 4311
T H
£t wih -
FEANRM FEART
PASH T B
wi=
i% R - 1,004,010,246.65 1,004,010,246.65
ifaaratn - 1,004,010,246.65 1,004,010,246.65
LASH FTHT B
5
pilia=g7y - - -
B AR
YDA i 1 4 - 1,004,010,246.65 1,004,010,246.65
M
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EEER
2021512 H31H
e 3]
AEARM FEART

TiH

BASH T Y
B
BN Rl

P - 924,442,962.35 924,442,962.35

wr=at - 924,442,962.35 924,442,962.35
PASH T
Uiling

iliesazs - - -
B AR
T IRRSE L T 5 - 924,442,962.35 924,442,962.35
i

7.4.13.4.2.2 AN XS B BURE
s B3 12 B — I SR AAM ) oA 7 35248 B AR AN AR

X% A H 4 B HE I
A (Rfr: AR
HH R JR ;AR 8 (1) AR ) A AERER
G
2022 4F 12 H 31 H 2021 £ 12 A 31 H
AR AR TFHE 5% #0%) 50,200,000.00 | I 46,220,000.00
WA AR TIAE 5% /%5 50,200,000.00 T2 46,220,000.00

7.4.13.4.3 HARYHE R

AR IR A2 6 J 4 i R 4 T L) 2 SR SR SR I 4 YA 2 IR e T 3 R SR AN R LA
(T S A R AR Bl T 2 AL B IR UK o A 4 2 BB T AR5 58 5 BT L T URAT R [k i 32 5
FRIBCER (B AT IR R 27, i T I 1) JFC A A A XU AU T B AMIE S5 R AT A B 5 22 B L B R 7k
FIMIFEE, B 0] BE SRR T E 25 117 3 A 3 (5

RES RS I NTEM A R B A f vk, SR L R r e, @ s
PR ORI 0T, A IER T IEAT I, M B B R AL S R I Y s B I BAMIESR

3

HIENE T SE BT, IEBFFAFERE G RLEEE MBI THR%E. AREN
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WSS E PP, W B RCE . RO AHHTIEIE, RSN ek A

T I A% S -

AN e I P BR AL A 0 B PR A (A% RS o AR R BT AH & P BREER B 4R B L g ik
B 60%-95%; BT B M 9 3 WU SRS (1 EUBIAMIR T AR Bl 3 577 1 80%; B i b
R S £ 58 L AN 4 PR SR B ) 50%: BEASSE 5 H H ZAEFN BRI R 91 5% & 40 75 S 152 5 1k
e A, NS ORRFELEEE B H AL — S DL BUR B3 AME T2 &5 A1 5%, HAElets
BEGEEN G, A7 ORAE S AN RS o B S0 52 K e < TR A 5 % L9 AR TR A0
BB HUR A RE AT o JBEFE 33 BT 2 At < ik TR PR30 ¢ L A9k B s I B 8 LA R R E R T
BEAh,  ASHE G R N B W A S PR IR O A St 4, 58 12 A 22 Mg &7 0
BT MBS R, 4% VaR(Value at Risk) i bn S5 KA AR 2 G 17 i AOTER CE AR AR AR, BB T

b0 RS HEAT ERER A 6]

7.4.13.4.3.1 FHADAHE XS O

SRRAL: NIRRT

AR EER
2022 4 12 A 31 H 2021 4£ 12 A 31 H
P b4
TiH
e PP
N E A RE
18 L A5 18 L 431
(%) (%)
TG M T — SR 3,350,342,071.25 83.05 | 3,714,955,539.94 85.56
T oM eI e B R -
TR — R R -
R bt 7= — BUIEF B2 3
&it 3,350,342,071.25 83.05 | 3,714,955,539.94 85.56

7.4.13.4.3.2 F AR XS I BUBAE 2 BT

o BT R AU DR E Tk S UL HE K AR 50
B B LR E DLAM A oA T 320 o PR AN AR
X B AR AR H R < B B Y
S HF FI2E KU A5 B [ 25 2] e AL NRMoT)
ZS R AR

2563 T3 83 1T



P2 PR & RS SR & 2022 FFAFE AR

2022 412 A 31 H 2021 £ 12 A 31 H
MG LR R E T 5% W) 281,790,000.00 N4y 246,760,000.00
b g LU S E T B 5% k>4 281,790,000.00 k>4 246,760,000.00

7.4.14 A SHHE
7.4.14.1 SR TEA RHETHERTTE
NRMET B RTRERER, X2 Se R S A R S BT R A1
JEIRIRGE -
BRI AR IE) B B R TR ER T 3 B AR R B ARAN
BRI BRER— 2 U B AN G B 7 B £ B R B IR PSR (N
BRI AR B B A AT LS N E
7.4.14.2 FEKUA RMETENESRTA
7.4.14.2.1 BERERTERA RHME

mAr: NRmoo
A RARFEAR
NRMMETHE SRR E R
2022 412 A 31 H 2021 4£ 12 A 31 H

F—FEIX 3,346,690,305.36 3,711,553,868.09
R 123,104,768.23 150,985,504.49
FE=ER 3,651,765.89 3,554,130.60

=ann 3,473,446,839.48 3,866,093,503.18

7.4.14.2.2 ARWEFTREREIFEKZS)
ARHE 4 LSRR Z IR T SR A H ORI % 2 R TR 4 R A

XIS A S Fr L RN GT7, A MBLE R IUE R 525 NS R (BRI (22 5
AEER) BB TARATF AT O, AR A T H 25 HWE R H I 525 A EER
1] % BR A S TRLRE AR OGBS AN 573 1) 2 SR E AU G — 20 AR At (R B R I ANl = A
(A T SO E IR RE R, 38 R R ZE MM 5 R 2 SO L 36— 2 G 2 5 = R K

7.4.14.2.3 EZEIRAARMERBTRTIER
7.4.14.2.3.1 E=ZEIRA RN ERBKRTIHER

A ARt
it H A
20224 1 H 1 H&E 2022412 A31 H
T 5y M 4 Rt At
s Bt J S
IR %0 - 3,554,130.60 3,554,130.60
2 30 3K - 94,002,337.88 94,002,337.88
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=4
AR /4
5

LZIN
FH=JRIK

il
B

287,452,780.12

287,452,780.12

SR
A3 g5
KB

193,548,077.53

193,548,077.53

Horp

TR
IRRIESRE
ik

193,548,077.53

193,548,077.53

T A
LR
A 15 BX
ik O

)

R
AR

3,651,765.89

3,651,765.89

R
(EERRENY)
BRI
ERLBE
TEAZY]
P2 AR
KA
BT R
A2 )
e E
AR 215

1,025,052.64

1,025,052.64

i H

I AE AT LE 3 A
2021 F 1 H1 HE 2021412 A 31 H

I A A

IR

N

R

i
5

it

WIRE

ELIlIaPS

4,178,997.90

4,178,997.90

=4
AR /45
A

FeN
BRI
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et
F=JRIK

=4
A5 Bl 157
KA

-624,867.30

-624,867.30

Horp
TR
INERIEEaEY

ik

-624,867.30

-624,867.30

T A
sra it
INERIECaEY
Bk O

)

LIRS
R

3,554,130.60

3,554,130.60

LIRS
(AERRERi]
BRI
ERLBE
TEAZRY]
P A AR
SCHLRAS
BARR I
A7)
e E
AR Ef) 15 2

840,267.60

840,267.60

E: T2022512H31H, ARG I =2 RN 5 PSR 5 2 8IE T3 28 5 B B a8 S B i fE
PRI OB . T20224F 5, AT B = JR KBS H K32 5 VE il B3 77 25 BR B BT 45 SR mT I
WA T SR BB

TS i AR B R T AR L 1 A e EAR S i BBl S 0 H -

7.4.14.2.3.2 FHEEATREZHANENE =EXRA RN ETERBRL

il ARG

LN
VAN 7
ap | PSR g g | TRIMECEE | SARGE
" i PAL[[ S
ﬁﬁ§m% 3,651,765.89 %ﬁmﬁwﬁzg THAR BN | 23.19%-247.56% VVEES
5 B RS | SRR EEA RTINS
S
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e WWHIMACEY) | 5ARME
18 Z AR &R
T 52 PR SR T AL 17.17%-
TRA R Bh & AR
o 3,554,130.60 gy SN EES 178 36% IV EPS

7.4.14.3 ERFERIUA RMETHR SR TR

T 2022 5 12 A 31 H, RIS ARIFAIRFFS AL SO E TR e 57 (2021 5 12 A 31 H:
).
7.4.14.4 AUA o ETHER IS/ TR KA 53 B

ANBLZ oA T 5 £ b 8 7 R 475 3 R RESGR IR A &b 6, HORTEMAME 5 A i
AR ZEAR N

7.4.15 FEYTHBM DM & THRRH BV K AR H IR
R B TR H A SE G 7 B 1 A B S T

§8 BWHAEME

8.1 MIRESH~HEHR

S NRTC
i i o of7 4 B 7 I LA
(%)
1 R 4% Bt 3,350,342,071.25 82.79
Horr: 5 3,350,342,071.25 82.79
2 FeH B
3 Ii] 5 Wi 2 43 123,104,768.23 3.04
Hrr: iz 123,104,768.23 3.04
B SCRFIESF
4 el kg
5 S RlAT A AR
6 e NIB A 4 il % 7=
e SR = RIS
R 4 ik
7 ?Eﬁﬁ%ﬂu%ﬁ%ﬁ%ﬁ 571,089,367.85 14.11
148
8 oAt 25 T 5% 2,194,145.74 0.05
9 it 4,046,730,353.07 100.00
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LB TR G RIIE T B Sk 4 2022 SFAE R

TE: S HIARA S A

TP E EE N 24.89% .

8.2 HIAREATIL A R ERE A S

8.2.1 MEMIAREATILRIFABRERHAS

A B A Gy L BT I A SUUME N 1,004,010,246.65 76, (%4

SRRAL: NIRRT

P
R 2 AR o i {jﬂam :
A e R i il - -
KAl - -
il 1,519,232,534.45 37.66
b B o R ROk ] )
LR
E fesiin| - .
F LR AN 9,584,484.00 0.24
G AZIEH . B EATHEEOL 138,323,831.00 3.43
H fEfE A0 283,797,039.00 7.03
. E¥SYi TN /L ITENSES %N 20.128.250.75 0.50
Jik 55l T
J SRl 80,691,456.00 2.00
K S Hb b 65,556,400.00 1.63
L FE BP9 I 55k 155,606,409.00 3.86
M BHEEREFEAEA RS 16,467.40 0.00
N ACH, RS AIER A 7,576.00 0.00
N1%
o JE RS B BRI A R 5 ] )
Mk
P e g - -
Q PAMAS TAE 73,387,368.00 1.82
R Ak ARE R R - .
S ey - -
it 2,346,331,824.60 58.16

8.2.2 REHIREATILG REBEEBR R RERTAS

ATk namE (NRT) o7 G R P E L (%)
B H & A NG T 2 841,787,912.56 20.87
H 5 T8 2% i 103,582,159.97 2.57
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2T PRAgE 19,347,192.01 0.48
BERS 39,292,982.11 0.97
&1t 1,004,010,246.65 24.89

8.3 BRI A~ R E GRS T HE BN BT B S B B B 48
S NIRRT

R | mImRE | REek HR(R) A AR
L %)

1 03690 £HP—W 1,789,100 279,196,692.67 6.92
2 600519 HINF & 138,310 238,861,370.00 5.92
3 000568 FINEE 1,032,300 231,524,244.00 5.74
4 300896 TR 368,305 208,589,536.75 5.17
5 00168 = 19 0 Ay 1,504,000 103,582,159.97 2.57
5 600600 T I 909,509 97,772,217.50 2.42
6 02020 IR E 2,058,600 188,117,999.13 4.66
7 600258 TR 6,341,379 157,266,199.20 3.90
8 601888 Hh [ A 720,300 155,606,409.00 3.86
9 603345 I 933,010 151,035,658.80 3.74
10 600754 MRS 2,165,900 126,380,265.00 3.13
11 300957 D21 841,097 125,525,316.28 3.11
12 02331 sy 1,763,500 106,725,331.45 2.65
13 603605 SR 505,971 84,740,023.08 2.10
14 601628 PN 2,173,800 80,691,456.00 2.00
15 06862 I 5 3,860,000 77,235,697.28 1.91
16 000516 PR = 5 5,995,700 73,387,368.00 1.82
17 002594 EL WP e 262,700 67,506,019.00 1.67
18 000002 7 Fla 3,602,000 65,556,400.00 1.63
19 000858 i AR W 336,200 60,747,978.00 1.51
20 600809 Ly G 3 210,146 59,889,508.54 1.48
21 600009 gL 1,025,900 59,204,689.00 1.47
22 600004 Hz=Hl7 3,360,200 50,436,602.00 1.25
23 09922 JLEL 2,465,000 45,909,834.97 1.14
24 300014 ¢4 #1Re 496,000 43,598,400.00 1.08
25 688363 HBERAEY) 300,901 40,705,887.28 1.01
26 00700 i TR i 131,700 39,292,982.11 0.97
27 09869 AT ] 2,948,000 39,026,394.61 0.97
28 00780 [FIFEIRAT 2,284,400 38,322,204.85 0.95
29 600199 KLl 1,249,800 33,394,656.00 0.83
30 06618 TR 518,650 33,056,061.54 0.82
31 601111 Hh ] [ i 2,705,900 28,682,540.00 0.71
32 300750 TR AL 72,900 28,680,318.00 0.71
33 00175 HANRE 2,794,000 28,452,078.73 0.71
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301269 HRILK 221,968 19,990,169.92 0.50
01951 BRI AR 3,004,000 19,347,192.01 0.48
000596 b aeli] 57,600 15,373,440.00 0.38
600422 R | 1,003,500 14,169,420.00 0.35
600566 GENZlk 497,000 13,528,340.00 0.34
600859 T 340,600 9,584,484.00 0.24
09658 SRS 386,000 3,427,334.07 0.08
09618 HRERH—SW 11,786 2,318,283.26 0.06
688271 BRI TT 7,365 1,264,423.20 0.03
688439 PRI RO 7,096 815,046.56 0.02
688409 B OR % 6,334 605,847.10 0.02
688372 GitEEEsT 2,383 193,499.60 0.00
301073 =W 2,148 150,574.80 0.00
688084 i R 1,875 140,118.75 0.00
688143 K Zm 1,938 90,349.56 0.00
001301 i KR 1,164 68,722.56 0.00
301095 AT 740 64,002.60 0.00
301308 N, Y4 819 46,453.68 0.00
301327 HEEHrRe 242 42,826.74 0.00
301356 RIRW A 614 26,604.62 0.00
001322 K = 1,595 24.,244.00 0.00
301195 JeRg R4 330 24,103.20 0.00
301330 R R 694 21,729.14 0.00
301152 VAL 433 20,195.12 0.00
301171 VIV NN 985 17,454.20 0.00
301363 EUFEST 445 16,843.25 0.00
301115 R 685 16,467.40 0.00
301296 e+ 1,042 15,525.80 0.00
301328 Yl H T 191 14,699.36 0.00
301121 KEET 290 14,433.30 0.00
301339 BATE 913 14,233.67 0.00
301377 By 770 13,575.10 0.00
301338 JUEAEHL 257 12,590.43 0.00
301280 BRI B 279 12,499.20 0.00
001256 SHRERES 474 12,390.36 0.00
301366 — R 268 12,084.12 0.00
301290 KEERST 330 11,592.90 0.00
301132 R 468 11,456.64 0.00
301277 R 439 11,317.42 0.00
301361 R 517 10,836.32 0.00
301265 HEF R 819 9,336.60 0.00
301176 RS 544 9,188.16 0.00
301318 Y ifg1s 206 8,598.44 0.00
000888 U JE L A 800 7,576.00 0.00
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78 301398 R 255 7,379.70 0.00
79 301313 ARz g6l 247 7,197.58 0.00
80 301285 8 H ik 565 7,119.00 0.00
81 301388 R RS 292 6,307.20 0.00
82 301368 FAL e 337 6,241.24 0.00
83 301319 MEREE 115 6,126.05 0.00
84 301270 PAAR 210 5,957.70 0.00
85 301316 ZHzE 359 5,140.88 0.00

8.4 MEHINBERRASHERES)
8.4.1 RIFEASHUE H VIS H 7 1H 2 % BLRT 20 44 KRR B4
s AR

o k4 Bt
e JiE ZEARHS JI AR PN N FE A LA
(%)
1 03690 EH—W 193,340,068.73 4.45
2 603345 I 112,858,218.48 2.60
3 00700 i TR 110,758,244.16 2.55
4 300896 TRE 102,473,115.36 2.36
5 02331 T 92,382,312.67 2.13
6 601628 W E N F 83,782,044.46 1.93
7 002714 A Ay 82,822,635.66 1.91
8 688349 ——Hfe 77,010,844.03 1.77
9 000568 W 75,632,204.49 1.74
10 000651 I HLE% 74,050,945.98 1.71
11 002594 EL I e 71,421,204.23 1.64
12 000516 N2 71,380,763.05 1.64
13 000002 F A 67,945,255.23 1.56
14 000069 AR A 63,999,119.85 1.47
15 00175 FHARZE 60,484,381.08 1.39
16 002475 SLARRE 2 60,382,486.00 1.39
17 600809 IR 57,987,510.67 1.34
18 02269 ZiE D) 54,068,262.81 1.25
19 002001 oA K 53,736,224.30 1.24
20 000858 i AR W 53,037,833.27 1.22

TE: AR SRN G I TS AT el A AN IR LS8 351, ANBRE AR 5 9

8.4.2 RTH3E - SBUE  HIFI & B 18 2% BAT 20 & KRR 40
s AR
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o ) 4 Bt
e Ji ZEAR S JE R A4 R EN N T I A L
(%)
1 000858 i AR W 180,997,799.70 4.17
2 00700 icanikadile 146,827,834.02 3.38
3 000069 B A 92,300,496.08 2.13
4 601888 Hh ] A A 81,746,704.00 1.88
5 600809 Ly 7 39 80,251,592.57 1.85
6 688349 ——HfE 78,394,776.16 1.81
7 002714 I Ay 69,955,234.56 1.61
8 600030 S IES: 65,812,261.92 1.52
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