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WH | EuHe | wTHE | KaHs | A ﬁgifé -
AR AR AR AR b
PASR it
Hrim gt e
T o4 1,609,641.2 1,609,641.2
il % = 8 8
e 1,609,641.2 1,609,641.2
wreatr o ;
PAAR it
() 5t
fifii &t
BE = A7 Ao
FAMCA 1,609,641.2 1,609,641.2
4z MRET 8 8
it
FEER20214£12 A31 H
WH | xHie | wTHE | KaHs | A igﬁ@ -
AR AR ART ART e

PAAR it
e =
T o4 1,918,134.5 1,918,134.5
Rl % 7 7
e s 1,918,134.5 1,918,134.5
wrEaTh ; ;
PAAR it
M 571 5t
st
BE 7 A7 A5
RAMIIA 1,918,134.5 1,918,134.5
8 WL 11 44 7 7
i

7.4.13.4.2.2 AN RS B BUR A 27

Bk | BRICER LA A T3 748 & R A AR
Xt PR R H IR & B P E IR &4 (.
e o A A e NRMI6)
b LR s LEL AR ( 2022412 | FEERC 2021 4 12
H31H) H31H )
1. AR mA AR TFHE 5% 80,482.06 95,906.73
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| | 2. piAT sk A ARTIZME 5% | -80,482.06 | -95,906.73

7.4.13.4.3 HAt XK

A SR 2 5 4 T TR A 28 S (B BRI iA B FR F iT 3 F E AAMI
T2 LASMR TS 00 W6 DR R AR I T 2 2 e P X o A 4 TR THIE 250 5 o b T s
A7 10 M 115 350 5 OB AN, O O A AR XU S T BAAMIE 5 R AT A 1
1R LR R S R, T B SRV TIE S T3 B R M i

AR e 4 F) 5 0 BN\ M RV BT B 2L A PR R e, S 2 X B I O R B
OHT, GEEIEETIHIBTEN, WL R RCE RS MM hE; B % NES R E
T R e BT, BT A RS A AL B A BR SA HEAT R . AR AT A
SEAGE & B R B A, TR SN . WOV ICE . RS HTEIE, kBN
O T B A F TS R o

AR G 4% WA B () UL B AR LA AR U . AR i3 AL Lt g 3 T 10
I, TBEEE (B FEAEAEIE) B0 5 2L W0 X LIS LA 60%-—100% (HL: o 5 378 e 22 B vl BE W
P91 A P I BE R P 1) 50%) » FLIE APt TR 1R B 7 o AR B4 e 7 B LL A9 I
T 80%. RFRUIFREIMETRE, AP EE AR, ARSI, TFBOHIT6E 14 A
CLRIFRONEE ARG 1 AN A, A G i S B LU T A% R PR Bbah, A4
()35 G 5 TN I AR G BT 0T S5 0 SO A2, 5 ST P 25 s 177 100 6 i
TR R, (345 VaR (ValueatRisk) T8 bR IR AR 4 T MO ZEN 1 AU, 2 i T 52
o R T BR B R 1

7.4.13.4.3.1 FARAM R XK ML
B ARt
K 20224 12 A 31 H FEEER 2021 42 12 A 31 H
i GRS R G EES B
A RME i A RMHE FHE LB
(%) (%)
S o SR 302,531,404.76 92.67|  823.252,600.42 83.73
RS BT
Aoy A Rt -
Sk 4
Ao A Rt -
bR T
AT AR BRI BT -4
W B
At - - - _
it 302,531,404.76 9267 |  823252,600.42 83.73

7.4.13.4.3.2 FoAAM#E XS R EBUR P 2 M
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TR¥E | BRYPIR 300 F8E LAAMG HAR T 37248 AR FF A AR
X P A i H 2R 4 0 P v E s i &80 (.
. . ~ . ARG
G AR B ) AR
e XA R 223 AR € 2022 4F 12 | BAEFERC 2021 4F 12
H31H) H31H)
LR 300 FFF 5% 14,013,148.83 42.286,498.29
2.9P9% 300 R % 5% -14,013,148.83 -42.286,498.29
7414 ARHhE

7.4.14.1 &R T EARNETERTE
NFE TR RFTR IR R, B A R VB AT = B T R SR B T

J& AR JR IR R GE -

B AR P R E TR T8 R G AR (AR A

B RU BRES — R U N AN S R 7 B 7 £ L ) T U R R N A

FEJEIR: AT P E AU AN T SR N E .
7.4.142 MDA RMETEN SR TR
741421 FEXR &M T AR A RME

Bpr. NRMt
2 T4
ARG Y;%WE = A#FK 2022 12 A1 H | FEER 20148128318
FHJEIR 299,906,204.68 820,429.,482.02
BRI 159,275.91 306,715.91
FHEEIR 3,801,938.54 2,516,402.49
&t 303,867,419.13 823,252,600.42

7.4.14.2.2 » UM ERT R B IR B K2R S
AFEG VNS JZ IR A4 S UK A2 H NS 2 O B R (I R
X UESRAE G B E i I SR A 2, A LB ORISR 58 2 AT R (A& K kA By
IZE G ANEIR) BB THEATERAT GO, AHEG A TF M H 258 5 Pk & Bk H I E
A Ty AN BRI 1] R RS A B) K AH SC I ZE AN 27 1 A SR E SN S — 2 IR FEAR B A 2 13 %
HR AN AW S NABLN T A SR MBS FE B, 1 o A DG SR A5 27 (1 A Ao A B

5 JRUGERE S =R IR

741423 BZERA RN ERT RN ER
7.4.14.2.3.1 FZERA RMERTRZFIEN

Hfr. NRIT

AH2022 1 H1 HE 2022412 H31 H

T H

i
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fiTr BBt

]

i 22

BRI

2,516,402.49

2,516,402.49

ELIloPA

4,999,952.62

4,999,952.62

LIRS

HNB=RIR

1,517,772.95

1,517,772.95

=2

4,033,715.67

4,033,715.67

2RSS R B

-1,198,473.85

-1,198,473.85

Hrpe B KIA
GEEUES

-1,198,473.85

-1,198,473.85

A AL &
BETIEIEEEIES

AR R

3,801,938.54

3,801,938.54

WMARVHFFA I =R
RERT T A
o ) R S A 45 B
BRI —Af
WrE AN ad

-1,532,340.41

-1,532,340.41

i H

AR ELFEIE 2021 45 1 H 1 HE 2021 4E 1

2H31H

e i

fTF BBt

ey

#it

LB

LB

2,136,734.66

2,136,734.66

/S

N =JRIR

=R

LIRSSyl

379,667.83

379,667.83

Horpre TR AR A
GESUES

379,667.83

379,667.83

I
=

TEAF AR R
e R AU A B Ok

AR

2,516,402.49

2,516,402.49

WMARVFARE =R
RERT T A
5 2 P R SEELR A5 B
RS —A T
LRI EIE R

379,667.83

379,667.83

TAERR, AREGRA I =R IRSE 5 VSRS BIONIESR 52 5 B L5 S E i
FEMRE N BRSO . TARERL, AFE N =R 52 5 P Rl 52 7 24 9 BB 3
SORATIEW A H BRI B TE NS ot ARG B 5% 70 A TE AR 2R o (1 22 Fo (B 22 3 5%

i PG T H

7.4.14.2.3.2 FRAEBEEANTMEZMNERE =ERAIETERIE R
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Bpr: NRToG
AN NE
IN

s | SR | KRR T emmieE | SARG
»fE Z AR &

- P AE I e | 0:2319~2.475 .

PR 1 52 3,801,938.54 I T Eh % ) B

il

RS | R PETEMAME
i EH SME R o JEE/MECE | 5ARMME
¥E Z AR A

- I I b | 0-1717~2.741 .

P 25 5 5 2,516,402.49 R TR Eh % ; UbPS

7.4.14.3 FERFERI UL A SOMETHE I SR TR KU B
TAFER, AR AL UA RIMETT B &R (EFER: F).

7.4.14.4 APAA R E TR K &R T B KA 5% B
TR LA F0 MM E 5 04 B 8 7 A0 4705 3 T 5 R TR A 4 F A, LR ¢4
5\ RMMEAHZEAR /N

7.4.15 H By T BN A S 7HR R T 2 U U 1 H ARSI
R B U GR H AN 0 7 EE U 10 FoAth S T

§8 HMHEAGHE

8. 1 FiREEHHEHR

SRR NRTT

e TiH S8 Go) mk R EEHLA
(%)

1| BT 302,531,404.76 92.41
Horpre 5 302,531,404.76 92.41

2 | Hem® -

30| BEE s 1,336,014.37 0.41
He: iz 1,336,014.37 0.41

TR SCRFUE SR

4 | BREEERTE

5| ERhfTA SR

6 | ENRELEmTT
Fore S 3 ) SN IR 5 4
A 0ae

7| BT E AT AT 23,209,664.81 7.09
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oAt Bt

297,729.59 0.09

\O | ©

it

327,374,813.53 100.00

VE: RIS AR IR @I B A Z AU B Fs R T E A NIRRT 1, 609, 641. 28 76, 4
Fe G T HE LE A 0. 49%.

8. 2 MEMIRIEIT W RO ERFTAS

8.2.1 MEPRIZAT WA R TEAN B ER R LS

SHRL: NRTT

R FbK ARHHE GB) Egﬁégfﬁwm
A SO N O 11
B KA
C b 239,253,314.93 73.29
D IV A NI S W& S Ve 119 VA |4
E jEissin4
F e TN
G LIS SAEF B 1,104,790.50 0.34
H Aol
I 5 A AE BRI 30,417,310.30 9.32
J ot 4 10,335,534.83 3.17
K S5 Hiu =l
L FR G AR 25 M 55l 3,351,600.00 1.03
M | BRI R AE AR RS 11,423,653.52 3.50
N IKH S FREEA 2 I 50t i B
0 R R ARSS  AB BRI A AR 25
p BE
Q A2 TAE 18,999.40 0.01
R A AR E AR 5,016,560.00 1.54
S oty

it 300,921,763.48 92.18

8.2.2 I EIIRIEAT W R B R H M ERRAS

SARAL: NIRMJT

&by
Hen

1TERH) AfeHrE (AR HEERHEHE (%)

MR

1,609,641.28 0.49

Tl

T T 2

L

o7 PR i

e
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FHY

plii!

R4

prib

BU

it

1,609,641.28

0.49

e PLEAZERH AT 2br v (BICS) &

8. 3 HIRIEA fLUHE SR ST HE BN R BT R R E A

SRRAL: NIRRT

ARME #gﬁ%ﬁ
Fg B EEARAS BELAFK HFE B _ HE B
(o)
(%)

. 14,875,323.0

1 300054 Ly &y 698,700 0 4.56
12,985,824.0

2 300041 EFN:Y) 795,700 0 3.98
s 12,009,368.1

3 300438 IS M R Y5 153,986 A 3.68

4 300633 FARA i 217,722 | 11,937,697.26 3.66

5 301235 ERREEST 309,752 | 11,079,829.04 3.39
10,996,316.0

6 300122 BHRAEY) 125,200 0 3.37
. 10,406,745.0

7 300196 KRy 736,500 0 3.19
s 10,253,144.0

8 603279 TR 347,800 0 3.14

9 300014 {44 RE 112,915 | 9,925,228.50 3.04

10 300763 BRIR B 52,000 | 9,362,600.00 2.87

11 301195 BT e 124,300 | 9,285,210.00 2.84

12 300593 BT RE 212,540 | 9,028,699.20 2.77

13 300896 TRE 13,000 | 7,362,550.00 2.26

14 300979 1R ] 116,939 | 6,678,386.29 2.05

15 300481 T RH 2 A 244,800 | 6,543,504.00 2.00

16 300725 AR 80,500 | 6,480,250.00 1.99

17 300547 JIFRR 447700 | 6,464,788.00 1.98

18 301268 BRIk 104,500 | 5,246,945.00 1.61

19 300833 VEVE LAY 60,778 | 5,095,627.52 1.56

20 603067 PRIER Ay 394,100 | 5,056,303.00 1.55

21 300144 RIIHE 2 343,600 | 5,016,560.00 1.54

22 300059 RN E 257,250 | 4,990,650.00 1.53

23 603324 FEEI| I 141,577 | 4,965,105.39 1.52
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T AINEAR 2 45 TGRS RIE A3 R4 2022 EAERER S
24 300628 TR 2% 79,800 | 4,835,082.00 1.48
25 300033 [ £ 48,500 | 4,782,585.00 1.46
26 300888 i EyT 63,600 | 4,547,400.00 1.39
27 300274 FH 't L Y 38,800 | 4,337,840.00 1.33
28 300596 )22 [ 79,100 | 4,316,487.00 1.32
29 603690 AR 96,700 | 3,659,128.00 1.12
30 301071 JIEE A 30,862 | 3,500,985.28 1.07
31 300146 R e 152,500 | 3,480,050.00 1.07
32 300845 T R 184,700 | 3,376,316.00 1.03
33 301101 B B 53,400 | 3,365,268.00 1.03
34 300662 R [E PR 68,400 | 3,351,600.00 1.03
35 301117 FEGRHL 41,800 | 3,314,740.00 1.02
36 600519 HINF & 1,900 | 3,281,300.00 1.01
37 301029 k=g 49,600 | 3,260,704.00 1.00
38 301273 Hi fR R 76,233 | 3,129,980.75 0.96
39 300645 IETOR 122,300 | 3,079,514.00 0.94
40 300820 FARHEAR 39,900 | 2,931,852.00 0.90
41 603444 i LURE 8,800 | 2,752,992.00 0.84
42 300138 R 149,800 | 2,655,954.00 0.81
43 605117 A 52 Ay 7,800 | 2,583,360.00 0.79
44 300316 B B L H 39,200 | 2,491,552.00 0.76
45 300847 HREDOE 144,100 | 2,276,780.00 0.70
46 300248 W 252,100 | 2,218,480.00 0.68
47 301236 S ENIWA 61,000 | 2,145,980.00 0.66
48 002555 —tEHE 117,400 | 2,124,940.00 0.65
49 300791 il 5 R 54,700 | 2,011,319.00 0.62
50 002459 m R 31,300 | 1,880,817.00 0.58
51 300286 Erg i 62,500 | 1,858,750.00 0.57
52 300858 BHaED) 56,400 | 1,743,888.00 0.53
53 01378 PR 244,500 | 1,609,641.28 0.49
54 601600 ERRESEEN |4 351,700 | 1,572,099.00 0.48
55 600176 HEE A 113,658 | 1,558,251.18 0.48
56 301162 A H #Hr 17,600 | 1,545,632.00 0.47
57 688122 U R S 14,615 | 1,383,894.35 0.42
58 300750 THER A 3,500 | 1,376,970.00 0.42
59 000799 MR 9,500 | 1,310,430.00 0.40
60 601012 Pt RE 29,800 | 1,259,348.00 0.39
61 603871 55 K E bR 47,700 | 1,078,020.00 0.33
62 000733 PRERHY 8,200 936,686.00 0.29
63 688120 HegIE R 3,354 753,140.70 0.23
64 600346 18 /14110 38,500 597,905.00 0.18
65 301095 A 5,400 480,762.00 0.15
66 002142 TURHRAT 14,200 460,790.00 0.14
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67 301297 R 10,147 150,256.17 0.05
68 301377 SRR 6,926 134,820.70 0.04
69 301280 ERIAFH 2,560 121,484.80 0.04
70 301365 R R 152 Ay 4,798 120,530.28 0.04
71 601136 HANES 4,739 82,553.38 0.03
72 688296 FIARH 3,156 81,645.72 0.03
73 301356 RIRMEAR 1,527 68,580.77 0.02
74 301391 R 731 61,802.88 0.02
75 301238 Ty 22 2,455 55,212.95 0.02
76 300347 ZRtG R 470 49,256.00 0.02
77 002541 5 ER AN AL 1,600 46,864.00 0.01
78 301327 HEHTRE 242 42,826.74 0.01
79 601022 T 1,983 26,770.50 0.01
80 301267 EIF IR} 287 18,999.40 0.01
81 001236 CIN3 Y 1,399 18,956.45 0.01
82 300782 G 160 18,288.00 0.01
83 301367 I 101 17,753.78 0.01
84 301363 EUFEIT 445 16,843.25 0.01
85 301165 BT Y 2% 435 13,750.35 0.00
86 301230 AR 2 269 12,998.08 0.00
87 001256 I I BH 474 12,390.36 0.00
88 301366 — R 268 12,084.12 0.00
89 301283 R 235 12,081.35 0.00
90 301277 R Hh 439 11,317.42 0.00
91 301223 SR I 606 10,986.78 0.00
92 301306 P 255 10,783.95 0.00
93 301379 NI 401 9,876.63 0.00
94 301318 i 206 8,598.44 0.00
95 301319 MERE 115 6,126.05 0.00
96 301270 DA AR 210 5,957.70 0.00
97 301316 b i} 359 5,140.88 0.00

E: W TFERE A R ETRRE, SIFTEARMES 55, JHREARBEE 2759

8. 4 MEM N B EHREA S EKRZES)
8.4.1 R TN EHHE HHAYIHE S FE 2980T 20 4 IR BA4E
SRR NRTT

\ g iEIE S o
iy = A
FE | BREARE BELZIR . ;-0 AN i BB (%)
300059 R E 46,475,234.17 4.73
2 300033 ERAT 45,114,443.29 4.59
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3 300438 TSR fiE Yt 44,390,140.96 451
4 | 300979 HFEE A 41,279,287.36 4.20
5 301206 =AM 37,117,596.82 3.77
6 | 300041 EEN:) 33,403,241.43 3.40
7 300760 LA RIT 32,435,896.44 3.30
8 |300274 FH 't L Y5 30,032,308.03 3.05
9 300759 FR ALK 29,873,492.52 3.04
10 | 301235 HERFEEST 28,083,511.73 2.86
11 | 600519 D) ERE 27,870,098.80 2.83
12 | 300590 % oNdfE 26,500,608.04 2.70
13 | 300347 ZRAG R 26,433,293.12 2.69
14 | 300363 T8 15 3 24,713,660.00 251
15 | 300633 SARATId 24,298,251.30 2.47
16 | 301029 A 23,536,553.46 2.39
17 | 300395 EIEAIECS 23,324,262.64 2.37
18 | 300014 o448 RE 23,085,647.61 2.35
19 | 301071 JIEETA 22,962,376.72 2.34
20 | 300902 ESE7SPN 22,752,960.76 231
21 | 300179 VY5 ik 21,903,297.25 2.23
22 | 300122 BRAY) 20,610,149.00 2.10
23 | 300833 TRy 20,506,000.00 2.09
24 | 002466 R 20,390,602.00 2.07
25 | 300861 Ly 4y 20,385,335.76 2.07
26 | 300054 SRy 20,338,001.62 2.07
27 | 688598 Sy 19,854,621.25 2.02

e KNG R W EESREN B RO, B S AT RS IR,
KNG HHL AT A A AN R LA A, BB 5 9

8.4.2 Rtk H SAHE H IV & B 1§15 2%8kAT 20 4 KB =4
SRR NIRRT

. ey GEIE Sy
PS5 | IR REAFR A RSEHEH SE BT (%)

1 300750 TR AL 54,407,436.00 5.53
2 300438 S 7 U 52,918,661.73 5.38
3 300274 FH >t FL I 46,864,844.20 4.77
4 |300347 IR 46,116,527.06 4.69
5 300696 % IRk 41,689,308.14 4.24
6 | 300593 W Re 41,484,675.55 4.22
7 1300373 PIARFHE 37,496,675.15 3.81
8 688598 Sy 34,613,849.96 3.52
9 300059 KITME 34,102,382.06 3.47
10 | 300759 REAL K 32,794,093.70 3.34

% 58 T 68 I




P77 BINVAR 2 458 TR0 & T UE S 5B i 2022 AEAF AR 5

11 | 300033 [ 15T 32,658,242.61 3.32
12 | 600487 TN 32,126,720.40 3.27
13| 300760 LG EST 31,892,847.61 3.24
14 | 301018 CESIS: 29,173,019.35 2.97
15 | 300850 HromEK 29,073,636.10 2.96
16 | 300724 FELER A 27,847,502.53 2.83
17 | 300763 HRIRFHE 27,393,469.44 2.79
18 | 300979 TR A 27,164,667.67 2.76
19 | 300775 =i % 27,060,812.58 2.75
20 | 300896 HEX 25,759,620.40 2.62
21 | 300569 REEET 25,441,863.15 2.59
22 | 600519 piviE e 25,180,857.80 2.56
23 | 300395 JERE 24,336,082.20 2.48
24 | 300409 SERRNE SN 23,871,672.80 2.43
25 | 300590 (e aplik 22,994,592.48 2.34
26 | 301206 EyTHasLY)| 22,458,453.23 2.28
27 | 002466 RIFFH 22,048,901.99 2.24
28 | 301071 JIEETA 21,637,966.60 2.20
29 | 300777 R 21,605,259.00 2.20
30 | 300041 EES: ) 21,319,243.60 2.17
31 | 300633 CARYAL 20,598,810.95 2.09
32 | 300595 WA AR 20,430,316.53 2.08
33 | 300363 T 15 3 19,845,512.44 2.02

e SEMASE CRW B SR SE . Bl EAWOE . RAT NI R AT B I BB
F2HH AL AL A RS AN SR LARSC B ) 51, AN AR 5 9

8.4.3 SE NI R I A JE 0 e 32 i B R HOMR N B0

Bpr. NRMG
SENBGZE A (38 ) B 1,601,030,700.20
SEHBEEERN (RAZ) SV 1,932,691,651.39

TE: SRNBEREA L S BERONB 4% S A il s B i LA M) 3151, A%
JEARAZ Z H A o

8. 5 MR MIF MM R B R RAS

SRR NRTT

P55 AR 35 A ARHE Go) SRR E ) (%)
[E K i - -
2 | JUTE - -
&R - .
H: BURM 4 - .
4 | s - -
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Ak e Rk 51 o

TSR

A AT (AT AZ e f5i) 1,336,014.37 0.41

L7

O [0 | I[N ]|

HoAh

10 | &t 1,336,014.37 0.41

8. 6 HRIZ A SMME 5 EE T = E OB/ HEFF R0 T4 5 35 B 3% B 41

SRURAL: NIRRT

FE | BRI | GRAR | HE GO | ARMME GO Eﬁﬁﬁifﬁ
123165 [m] K % £t 10,144 1,176,738.46 0.36
2 | 123161 EER 1,431 159,275.91 0.05

8. T AR A SEMME o5 2 7™ 8 LI RN B BT 3R 7 SCRFIE SR 4503
48

AT G AR IR ARFFA B SCFFIE TR -
8. 8 | EHF WKL A RMME A B ST E LB M HEFF T LA SRR FE N
il

ARIEEAR G RARFAT SR

8. 9 MR A SLWME o5 2 & B™ @ E LB /N R HI BT T 48 BUIE 53 B 48
AT G WIRARFFA R

8. 10 A H & BB B B B R BUR

AT SAEBEAT BRI DL BT, R AR R BRI, DLEIREOV EEH K, R
WENELF . 2GR RII &4, @ISR T S i e T @S mnt e, 45 R
W15 B8 U B TR LS B A R, SESRBR - #EAT ILRD, 8 2 ke Sk E R E
ST BRI . B B TE 05 AR BTl as v . sl S XU ey
ik, IZ BRI DO i AR G U« P RE BRI DL Bl Ik DR , A K00 R D R ] 25
A S RAT A S IALATAE T, DA B R 53 45 BB XU B0 H Y

8. 11 5 MR A 2 S 45 1 H U 5238 5 1% 0L v A
8.11.1 A< T it H B L BUR
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AN S AEBEAT E FUR T, R ARE R BRI, DLEMIRMEOY EEH K, R
WENELF . Z 5 RN E UG L), EEX 6 i Mt iz isira s e, 46
[l U B2 E O A SR S B A E KT, SRS AT ULAS, i 2 Sk Bl S B 1
TR S S AT B R AR . SRS B B CRE 787075 18 [ U S e aa 1« Jsh S RU:
VERFAE, 2 F B GOS0 RGeS 6 R IR B0 T AR B U, 30T HR e [l
S5 M RATAE S IIATATAE R, LA BB BT 4 & SR RS H

8.11.2 A E G S FE M
T

8. 12 |EHA WG hE

8.12.1 FHAREEH KA+ ZIEFHIRT EEA R T HIG W ERM LR
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