Pk 4l fie 6 A~ H 5 WIT I3 BUIE SR BOR B TR I . JRE[R] L e
B JE POl S5

ANEIXHH: 202346 H7H

AEHEAFR
Bt Mlkalifii 6 N H e IS iR MRS 5B 4
B Mol gifi 6 AN H e Hhidz
%4365 005988
BT RABIFR: RIS 8 g E, B LA R BORAR S & 07 RisfE
A& AHRAEMHE 202042 A 19 H
BEEBEHANGR Mol EEEIARAF
ﬁﬁﬁ%Aﬁﬁ:*lEiﬁﬁ%%ﬁ@&ﬂ
B e L AL AR SERAMRA A
AEWYE ﬁﬁ«#ék% ﬁlﬂ%&ﬁﬁ %) «Aﬁ%%ﬂ%&ﬁﬁ B HINEY SRk
B R Qolkaifi 6 A~ F A GFRNEA R B ESEE G « Colkalift 6 /N & AR 2YE
FREREGHEUHH)
HIEERIEH 2023 46 H 9 H
L[l 4E H 2023 4£ 6 H 9 H
ek NEIEH 2023 46 H 9 H
AR H 202346 H 9 H
WA M H 2023496 H 9 H
TR FFEEIFES TR PO aift 6 S HEH i A Mlkaifit 6 N HEH i C
TR R E 4 HIZE 5 A 005988 005989
GRS RBITIRIE . B, e e AR ' &

HU

T AFEEIVEHIT S, AURITBOYN 2023 4 6 H 9 H—2023 4 6 A 20 H.

2 HH R T (e b 55 ) 7 0 B 1]

2.1 JFH H KT 6]

ARIEETTBOYN, B NAETT I H B G A0 ) FR I ATRE (B, ELAA 7 BRI (8] O _EIRFIESR 22 B s ERYINE
F o T IR & 2 5 H A Sy 1), (B G B AARGEIR A o IR M & () R B 5 R A A2 24
T BRI RSN, RPN, ARG AIPEE W SBENY S (A ERERSN , A LTS
2023 £ 6 A 9 HONAIL AT O & 4a H .

2.2 HIl . JE(E] T 4a H Kolk 55 FR B[R]
KRIEGAFHAPERZGEHE AN TERE (GFZED BIEENTFEOH, W] LU R S5 REE Y S . &
HEFANFBIAA DT 5 N TAEH BB 20 ANTAER, FFBOHR R A ) DL G2 H R A &
s

Yt AT SR A BRAE T TBOYI P A A AN RT 50 B b 76 70 B30t 2 < G A% N T R g 5 e (e 35 £, T80
() eh 5, FEAN AT 00 s A TR R SR B B — AR HRE, 4Rt SOOIt ), B A
AR TS AT B ) 5K

NG S 6 [RIZ05E Z A S B I ) 70 BE 5 <y 0K R W 2 [ B i . AETT U A
B NAESE G 15 [AIZ0 5 2Z A0 L SUTAIS [A) 42 H FR O | 2 (] e 86 R o7 EL B DU B IA R 32 1), HLAE Bt
HE . B A% O iZ T BOW N T — I OH S S AT . R R 3B ANAETT O R 5 — T H



S A SR Ja R F e e [l e 4 FR A 1, RN TR -

3 HH Y 5S

3.1 FR B0 PR )

TR B B B LAY LA R4 S LA 1 IR R I AR 4 A REE SR A, AN ETK P A RK R4
BN 170 HIRHMEAREES C RESMAN, BN EESKF RERMKHIGEFN 1 0. BRI ARRS
AZR. CHRELMBIMPERREHN 1 t. #ENMAHEIER, WHME.

G BRI 1 IR I AR S A REES RN, BAEESKF RERKPIEET N 1T B
GRS ¢ REE MBI, BMESKFBERICRBEHTN 170, BINRWAZES A, CKES
BB BRI E BTN 1 T,

PO N 2 15 BC R B S W 2t e T B Sy B, AN 52 S M1 HR ) 6 Y B 1

BBE T Z IR, WA B R A FIR, A — B R B AU S A B Bl i
FGAR B HLIN) 50% (FEHEG3E A 1 T Hh TRl 3 <y 00082 1] 4547 T 3 Bl s ik BB 50%HIBRAE) o 157
R P EE R 5 RUE RS .

3.2 Hl A

B A BN AAE H R SCIL F G 2, C B AITE FE I SISO FR e 2 o AR A REE SR AN
FG PR B A SREE S MR NI, RIINEEM, FRATAESMTSH . 88, BilEs
T H o

BN B A S B AT o FR G 2, ROPE R DI SOAT RR D 3 Y, HR O 2 SR i 2 HR 1) R O B p
o BB C RESM AR R TH . BAARRNT:

LM RSB (M, SHIEFH) HEHER

A RHELEMH M<100 JiJt 0.6%

100 /i JL<M<300 /i JC 0.4%

300 JiJ6<M<500 JiJt 0.2%

M=500 /it %W, 1000 JT/%E

CRESMA 0

4 MmN 55

4.1 72 [ 3 R A1)

B BT NER BN R, SR AR N PRI A B o B ey BB (], 5 % 2 A O ]y
BHAEARET 100 (BRAEZIK P EER SN BN S B E RS R TRTAL 1 4) HEEMmH.

BB BT SN R B B S AR R AN 1 1y, B Aea 82 ml B Bl NE [a] /5 72 41 B M LA R B 110 &
SARBRFA R LIRREUT, AR5 5 03 WL L ] I 55 [R] I 4 H0E ] .

4.2 IRz [A] B A

(1) ZER—ANTFHOH N B J5 BRI A RIS AEE C KBS, BRI R AN 1.5%;

(20 HoAh 75 450 1) 62 ] 3% %2y 0% .

R [ B R P O [ B 6 0 0P B e 0 R N R AR, FERE S 0 R A WL (BB Sy A SO, JE A N R
BT

4.3 HoAls 55 62 [5] FH 5% 14 S 0

7

5 FL G 55

5.1 Feife e

<5 T 450 9 P i 2 L R < 0 B [ 20 A0 < e i P R DI 22 B S 0 R i, R AARMSCEERUIG YO0 MU IR 4 B A [
< TR B e Bl AR ML [ Bl AR PR 22 S I OU T S8 o < 40 2l ) e R i A AHL.



e G [ 2l PR 43 HH R I ] S RS, R IR (AT SR ERIEZR R R L S U I B B M)
PRI T A0 2 B [ B T N R R R B T 7 0 H R G R R [ 20, R[] 28 1) Kb B4 R A G 4 300
WIH R AR (TTIHE G 5 D oo S8 (B b 25 AH SG AR U AT

HHNE R RIGFEANIL & SIS M BRINTREZ 2. Y NFEE 10 B0 % 3R 5 5 2 4 10 B 2% 3R R
LS e N T RN BT R B 220, AN SO R b 22 B, 5 4 ) W 2 6 LRE <6 AR AR B2 0
RS i, e NIk B L RE 0 P T 2 P I, ) R A 22 2 b W e 2l 42 [ e 2 L kAT
.

e MR AE IR I & TIN5 R DB UE I, Bk AR R AN FE G I 7

B LG ) B Y L e e N R AN E A AR B NEUR SR AL, I BUEIIER Y& TN, AR
AR ZETE NI 77

Bt AT

ot R B [ B = e 3 X et T X B LE R e ] B 3

e A =1 R A A X R 4 R A A {E — B R R 4 e ] 2

HGANZE SR (AMIVE) =Max[B ST X NS IR, QA+ NESHINHRE) — 5 H S8 X
HESHINHRER, Q+HFBESHIEER) 0]

A B P =t R B [ 2+ R D 22 2

WA B= (RSP — a2 /NS4 0 SR HHE

T RN 22 Bl A R A N R W M B R A B G [FRNHE S0 - I 2 S bR AT, A IE T R 2 SR
filtn: FEEESHFRA ARG 10,000 43200k N FE&MH 1 /5 CRIE 2 ) iy M &0 5.
B N S54RI & BT 100 JiJ6, HIFERN 0.8%, i MR 1 K5 2 4, BEIFHRHN 0.05%.

M 34 HIWEBUNT 100 Jio6, HIEFRERN 0.8%, A HHFRTE 1 K0 2 45, N 0.05% .
B4 F % B S i BFHE 2 1.050 70, e NEES IS METAE R 1.195 7o, X RIEIE 2% 4 0.05%,
FHG AN ZE SR 38 0, WU RT4S 3 13 M AR -

e 482 [A] 2% = 10,000 X 1.050 X 0.05 % =5.25 JG

1 4%=10,000 X 1.050—5.25=10,494.75 JC

HWRh 9% (4M07E) =Max[10,494.75X0.8%/ (1+0.8%) —10,494.75X0.8%/ (140.8%) ,0]=0 7t
%l =5.2540=5.25 JC

B\ Hi= (10,494.75—0) /1.195=8782.22 {7

Bl: FEESAEEA AFFA 10,000 3 N EESME 1 /5 CRIE 2 ) JREfHon M BE&0E, Rk
2 H e MBS AAHE 2 1.050 TG, 7 NS MBS AIAHE 2 1.195 76, WIFS B 208
8782.22 17

5.2 HAth 55 45 AR 5 1 ST

(1) el 5 R

AR A RS AR E A ENAEE . B RSB EAEE, JHER NS A M E
MG . T H RSO S, T RS AU T AT EDRAS B N7 3 A ZAL T r] R
W& BPOVFRRFE IR M AT AR, Rl —H G 505 4 80 R A TS B4k %

BBt ARSI H s IR S R 55, BRI ) 5 R G L R [RINY 5 I BER (R AE ] . AR
B AEEAT HI I [ B AR BT B A

A8 5y BRA S W O 5 4 1 B2 150 B R AH G 2 i whont B U A1 2 ] BR 450 10 40 52

R HE RS R, £ 0250 S5 RATT DA, 28 5 I R 45 015 AN .

B RBUR AANE,  BIEEG IR M A% DRI 2 H0 2 H &5 . e NS I B S 0 BT E N Bl 4T
.

FGHH U BN BBALEAT U, EIE ARt RN, ROy BUE N B AR AT i e i, o BE
HEATE S5 IR a3 th o BE 43 i ARVl 6 1 (1 B A 0 00 W AR 7L



TENTECHURE A B A RO B S RAE BRI H (T HD o IEWREOT, BHRESRIIMN, Ht
FACHURAE T+1 HXHEE T H A0S S ol 55 g b AT A RO miA . 7pER G H B & AL 2 41 Bk DA
ARG S, BRETH T+2 BRSNS SR BEEIL, JHA B s B A
B3 2 B B

FHI 5 S I /2 S S R B R MR S PR T R ERIRFF A A ME, MRFEERRHIES
BUBEH AL AL 5K M3 e AUR AU T 7 MR SRR R BRG], REEHANAPCRERREEZ
A 5 W 1% 5 R AR A Ok P A B[]

Fe AR AR N AR L A A B 0 B O AU iR L fh i <, RSB R FRS A 2T 2 5 2k e AR S Ui W S
SHERUIE R T e R ARSE B AR B RLE -

WA E KA BB R, e N SRS RGHRNIES, REEHATRELRES7 A G
B0, P P B e, R EO TR G AL ], KR BUHE R R BN CGadT A dERAD
o ELAIUBE (] 5 S UL 2k 4 B < 15 [R) SR ST R SR e e

B HWIG, BNFESRBRRA I B, B NROEE G OB I B S N S0 BT

IWHEERIT 5.
H B RN AT DU 117 37 1% DUAE AN 1 S A SR R i <6 () R RIS 2 AT TR LS e 4 ) ol 55 A0 )
BAT SRR o

(2) WK E

AT B G A A F MR B FOF B GAMY AT OGNS (R — M S e U 3 il . B
NI IBIE RN 55D Z LSS, 2GR Bl 55 (T IR ES S A8 5 R PE AR R A 75

(3) M55 BN

AN THEAIE RN S5 . ATEGH EUIR B SR AL G R0 55 2 B R0k LA B L
F R E e o

BBt IR [F) I B B O L AN AN B 0 ) — A B LA B e ) e el 55

6.3 1 I Bl 55

6.1 E 0k 55 BT 3
BB TF LI G 5 RV AT BT 58 52 B0k 55 KB B LA AR G R S Bk 55, Bk e HES IR 458
BN AR E -

(1) $5EH B B2 € K H 1

(2) BYEHURPRE F R 00 FR B I 208 0 H . RIS AR, sl 5L TP 0 H W DA B 0L
HIAE DGR E e, RIS TE 3 s I SEBR R H A S g HiEH (T B

(3) R H T8 T H MU 158 &% 7 15 g 18 1 5 2 fak ik =

(4) FHHE P ERIES I E BV, FRACE BGHS ™ il B IRE RUOREE— . AEAMIET ™ Bl
BRI T, BN R ACE B S H HARRUE , W DU S HLAL RL 55 1€ ke

6.2 K5 H A

AREEE MRS M CHA RIS BRI E (T B MERENPUHE AT F RN S, HnHuE &
T+1 BN, BEETE T+2 HARE BRI

6.3 L H 5ffL

B E AR E RIS, FIERE . a0y e bl 55, i IIERS AL AHDCHLE .

7 G EN

7.1 A EN LR

7.1.1 EAHLE

(1) R Mk g B HA R A = B F O

AL AR B AR N 7 S X T U 137 S5 A1 4 25 #%



REAEN:

Hodik: BT AORT X AR 167 5 13, 14 2

BRRN: TR

HiT: 021-2221967

fEH: 021-22211997

Phk:  http://www.cib-fund.com.cn/

(2) & M EEHERS

P31k https://trade.cib-fund.com.cn/etrading/

(3) &R MESEMEART

WS “MEE” 5 “cibfund”

7.1.2 HARAH B

AEGIFEHHENNE B FENESEIANME AR, BIERTEHE.

BB N ATIRAE A SOE R ER, SRR R G NN, HTERE S TN ik AR B G A AL
K44 5. AFE B SS TF IS I LS B E N RIE JotlE, TEREE B RS ENMRAHRIE . EH
TEFAH G BRI S AR DO S5 B, VG S A5 LN & HUN S AR R

7.2 N ENA

x5

8 B & B 2 /A U i A B4 s 22k

(EEGRDY AR5, EHAAA, BEE&EBAR Y2/ EIER E Wb — IR & BRSBTS 5
LB AR S B R T

TEFBOAM, BEEBARCYTEARGE TN E MR E, @it e Mok, e Sy R s e E kM
s BT T E ) A ST G 0 B0 ) 2 4 A B A P 5 0 0 2R T
FGEHNRCYEANM T BEME R — H IR E, 7EF85E P4 88 o AN B R J5 — H % 0k
Sy B R & B E AR S B R THIHE

9 HoAth 5 B HR IR ) g I

WIAEATATEE R, HEARESHHENIWEARATRR.

A AT E RS O LA -

400-009-5561. 021-22211885

M3k http://www.cib-fund.com.cn/

A B AT T B, T[] e b g SOl 45 A R H T LU . BB A0 T A G
A5, TE VRIS B AETR R A B Ol aif 6 N H E T G I IR S EE S |
o2l 6 > H IR BE SRR RS U Y « Oalkalifi 6 AT & ISR BIE S
BEEG T BERMREL Y e AR TR .

AFEEE NG IS ER . SR S RN A AR SR, EMUERESE SR, WARIE
AR A MOER T H TREANAR SRS (BEEFD - (ESEUHERY M G=REEEE) .

Frib A .

M| B 4 PAT R A
20236 H7H



