=R

4
I1

HiIE 500 A2 5 B e 2

IEFSREE

2023 4

—
N
f—a

527

Jiies)

2023 4£ 6 A 30 H

HETHAN: RRESEHFRAH
HETEEAN: HRBITROERAF
REZEH EHR: 202347 A 20 H



22 B 5002023 57 2 TR

§1 EERR

RS EHANWEE S MEF RIS R B RBOCE. R TR B KR,
TR FEN BRI FSENE L AERR PR AN T8 A ARAE AN ol B 54T

HEFE N RAT RO AR AFREAR G S FME, T 2023 47 7 19 HERX T AiRkE
I G5 AR R ERIA R A GIREEA R, RERZN AN ERICE. RSERRE K

B -

e TN R U ARSI S SR ST SR BRI Z P 2 < B0, (HANPRAE SR S A
AR SOF AR RRERI . BT, B0 R AR P58 RS AT R A 4 1A

e S AN AR DY SR T

ARG 55 RLR i
AR 2023 4F 4 A 1 HAZE 2023 4£ 6 H 30 H k.

§2 ZE&7= MR
4 TRIR 7% B 500
N fai R H1iiE 500ETF 2%
H4 G 515530
L Y (S A2 5 BT
eGR4 MH 2020 4£9 H 18 H

0T IR I A7 AL A

24, 242, 672. 00 13

BB H AR

B ERERPRAOTRAL, 18R EREAw B AER R Z i/ ME, 1Sl
PR BCER I — B KRR

BB MG

AR G T BRI e A S AT I SR A B e, BIL AR A48 i e i
Fe 0 S FA AL S e ISR B AL, FFARIEAR (KI5 BOpe A IR S A
ARSI AT N B o (EAE BRIRR IR O (st SR R S B0ei%:
RAG L GHCRE R IR, B0 R ARE R PR ok 5 B 2 RS
I, BEG A B KR AR A FAt Fa s BT AR 2 B I e it A
&, PLABIRERAR 4R E H 1. FEIEF TG T, A% H IR
5 2 E B HEANERTL 0. 2%, FALERERIRZEAEIT 2%, WIIAREK
A R ) R L A P 2R BB B 128 PEE AT BR 3R 22 L IE
VO FRIAY, S PN SR B B e S BRI R ZE 1 — DK

A F G T H B A B 0% A A 2 i [EIIE M 2 Fo VP IO AT A A e
Al o A J < BB B U SRR I URS: A B A IEU, DL OR(EN H I,
EERPRRENIEL . S IE RN 6T 5 200 ASIE 8 705 IBEAR
HIBLAOALATAE S, PSSR 0 S A (1052 5 BA AN BR B R 22, 38
B REREAAR TR RN B (10 o SRS MRS B 7 2, ATl DA
WO E R TR, GRS H KR RIESE & 58 s
P, ARRIHZEE T, REEEHE IR

%200 k121




e 5002023 S 2 TR AL

b £ b A L ARHe B HIRR AR BN THIIE 500 $55, M ST LBy ik 500 $5 550
i

PSS 511 A EmTREER S, S St s TREMEE. firldss
TR mTiA RS,

ARSI EONEN BB 1A 5 BT G E RO 6, EER A e R

S, ERERPSIIFRETIZRIL, BA SARIE B AR = A
AL R PRI AL 2 4R AL o

HEEFHEA TR & E AR A A

e EA TR HRAT LA AT BR 28 7]

§ 3 EEMFIEIIMESIHERI

3.1 ZEMEHER

A ARt
Bl Es YN R (2023444 H 1 H-2023 4 6 H 30 H)
L AR LB et 7,470. 78
2. A HFE -3, 245, 898. 34
3. IAARCT- 355 G A AR HH R -0. 1337
4. AR B 4 5 1 76, 857, 259. 27
5. AR I & A HE 3. 1703

T (1D A CSat f8E S ARSI . BB ES

HAte N O A et A2 shiicas)

FORRAR I S HIAS A A5 2 Ja (R A A ST D AR 30 L Se B aa n A 391 28 Fe i (i A2 s Ui 2.
(2) FriddEe v SHEbR ARG NNWEEE 5 2 e A T3, T3 e SERriic iK1
C S Rk

3.2 & ERI

3. 2.1 BE&MPUHER KRR H 5 RS B R s 5 LB

‘ ‘ N%5 {5 # 38"
HEIE KR | EBKER | SRt ‘ -
i Bt - ‘ HEIR 28 2R OEE) @—®
® WHEZE® | IR RO \
HEZ®
HE=1MH -4, 34% 0. 83% -5. 38% 0. 83% 1. 04% 0. 00%
XA H 3. 16% 0. 79% 2. 29% 0. 79% 0. 87% 0. 00%
k4 -5.51% 0. 96% -7. 06% 0. 96% 1. 55% 0. 00%
H3E4 4
-0. 93% 1. 12% -5. 78% 1. 13% 4. 85% -0. 01%
R RS

3.2.2 HESFFEMUREES RIHMEMKRZZ) LIS RS s fE i

FO3T o o121



22 B 5002023 57 2 TR

EZH KR
ZFE500 2V HAEI KR S RNV AR LS R 2552007 52 FE B4 LR

24.00%
20.00%

16.00%
‘r' f)(.::\ﬁh
12.00% ” i

8.00% W

4.00% Y N \\ ;\
0.00% WVWW{“ h f;lh:f)j:H LW
-4.00% t* «'f "

fﬂ fﬁv“”w

Vi
Y r‘lﬁ |

o ) a |1\J|I 'lll’J'd
-8.00% U o

-12.00% -

-16.00%
[=4] [aw] (o] =+ o0 [} (o] =+ w o0 (o] =+ w 4] [aw] (o] =t [=4] [an] [an]
= = [} (o] — — [} [a¥] — [aw] [aw] [a¥] 1 O o (o] 1 [aw] o o
[5)] - - o™ = w [= 4] [5)] - - [40] = 4] o0 o -l -l om = w
] = [a] L] L] L] [a] L] — L] Law] L] o O o — o o (=] (]
L] L] - - — — - — — [l L] (o] o™ ('\I [ o™ o o o™ o
o] [] [] L] L] o [] L] L] L] L] L] [ [ [ o™ [ [ o™ o™
[a] L] L] L] L] L] L] L] L] L] L] L] [ [ [ (=) [ [ () (]
o] (o] (o] (] (o] [ (o] (o] (o] (o] (o] (o] [a] [a] [a] (2] [a] [a] (2] (2]

‘—%ESOO%h?@E‘f’:? — 500 FiTvER

e 1. AREFREEFT 2020 £ 09 H 18 HARL
2. ARSI S G RN E, HEEHANYHESSFRERZ BN NEEESHR
RS HHIEERESREMAE, BRI AR S XS TE R E HFEEE S RZE.,

3. 3 HAhgts
X

§4 BHE AL
4.1 E&2E (RELSZHEPND) BN

AR 4 0 3 2 2 FEIUIORL | S Ml
EMAN | BEAN | ER

wa | B

B

BET 2019 £ 5 HIMAREAS, T
FRHE SRR RN MR
4 TR A R BAL BT B S 45 m
BIFE, HALT, RASR RS
KIE4 I W% 2019 F 12 J3 27 H &SR0
soam. 202049 1 18 PR 300 22 5 BATFF TSR BOIE FR 5 B 4
BE | e ¥ - 154F  |&F4%H, 2020 4£ 6 H 30 HEAHIE
iﬁii FEREPIR 300 50 5 T FF AR IS MO 54
i VLA S AT, 2020 4 9 A
18 H&ASHATZRFEHIIE 500 42 7 Bl
RAGHOIE S HE VI 4 I S 2 FE, 2021 4 7
A 7 HEAERHEEE i iR
S IS BT B R S o 42

%470 3k 1201



22 B 5002023 57 2 TR

. 2021 4E 8 H 27 H &R FEHIE
P AR 22 5F 1 A2 5 RO T R H0IE
BRI SR, 2021 £ 12 H 6 H
2 ASUER R EREA L TAE H{gRAS 5
BT R B R e R A T

2022 4 8 H 1 HEAHHATZ FEFiiF 500
25 TR IR BOIE S5 505 i S e 2
SREHM, 202249 H 27 HE 2023
2 F 17 HAEARZR PR RV SN )
MR HAHE SR RS RS2, 2023
6 H 14 HEA TR IERMIGDIE
50 FEER R AIEF IR TR S R &4

H,

T AEZR AL SGEMAT W 2 AR SSHEE o 3R P AAEHR AT AT H 1545 A m A S A i v
&I H Y.

4. 2 EENX RGNS E S EER T E RT3
AN, AR GE NG T RE AR U LI A FNAE, ARgialPEiks
AN, B M IBE RS O B A AR R AT

4.3 AP G EIUHA

4. 3. 1 AP 5 ERPATIE R

ASE S TN AT R TS T SRS, BT AT S GIRERTR, JEmh
IT. WMEMN, RESEFHNEPITIER S QEFREESEHA R AP G ER S E)
R T WA FAZ S, Sk R GER N T2 77 e S 3R T2 P2 58 5 A PHIT . E R o
BN, SR G AR T B AR S R, ISR T E B RPN SE 1 5E
PRSI AT I

4.3.2 RER TR ETUH

AREEBENEY T AL SRR SRR, S REZHT NETHER . FHMHEER
W, IREWIN, B HIARGEENTAREAES S H I A5 R B R IA5E 5 e
B I HIARE by Bl I b S5 2 H A B 5% AT DL I A R R AR I A7 A 57 W AZ AT N -

4. 4 {E N E SR E RIERIEESHT
TG 2023 4E " ZRFEIALL A FES, WAEKEIREAS B I 1 BUE B R . O — 2
FEWBIIARIN J5, BTN REAR L S N s, B sz BT = S R AR e =

JEANE . ZZRPE BRI R R AE T RO B UA A B TR, RN T R SE R AR
% 500 3% 12 1



22 B 5002023 57 2 TR

BRI, ERETEOAC. EREXMAET, ARk Ess, LR IZAE, Yirai
MR, PEAEEBh 2L,

BT 77, BEEREIE R 22, A LCkE N EMAFHE L IENE I, Higm £
RUE R — A B I RMBORT28, 75— 5 HAE LN TR REVIRER I RHLAH T 17, A A
O3 E) SRR b e 7 A v T 0 T AH SR AU A R R T . A RE IR B B, 2R BAE
ZRIE T EK 2. 16%, YUK 300 NEK 5. 15%, GNVARIE TR 7. 69%. MRBRElpEiEOR, K, dfE.
WA AR AR kR, WREE. SRR RILRI M. #2023 42 6 A 30
H, Jif54 A SEBERE PE-TIM A B AL T 4R A 8 it i, PB ALT 25% 0 hidl. 83| & A fE
£ 22 SEALTHEXS RS, H AT e AL 1A PR LRI B

HARRG b, AREGPARZ IS S FIRHE, i B8 R 2t bR HE 11 s A 15058 55
W, ORIk PR ER IR AR L S BEVE N o R N BRER R 72 R B A A 0 R ARE [|] | i
B BB . SN, IREHREGRY Tk, RERW, REBUSEL TR, SMERBIITEH 2
M, TEETRBCBEM AR S . EENGA SRR, EHRERE, @R e
B, JIRONHR R R AR B AR

4.5 MEHNESKL SR
BT AR A R ZR B 500 JE 4 (AT A 3. 1703 TG, AR HAKRE S A0 204 E 3 K 23 -4, 34%;
(7 1Ml 5 L A HE B 3 5. 38%.

4.6 MEMARSTAE NBERES B E P& U
AR S A AR S oK D A AN A A e A B AT AR ANE 3 NEE e B 1
ER T T H TSR

§5 REAEGWE

5. 1 EMREEH~AHEHN

Fs i H e o) A R (%)

1| B 74, 451, 511. 50 96. 63

Hrp, R 74, 451, 511. 50 96. 63

SR - -

[ 5 WAL $5 % - -

Hr. figz - -

i SRR )7 - -
SRBH - -
T - -

& | 8
=

% 670 3k 127



e 5002023 S 2 TR AL

NS Vi

Horpe KR SRR

s

BAT RS A e 5t

2,294, 244. 07

2.98

HAb 5™

305, 530. 88

0. 40

it

77,051, 286. 45

100. 00

T (1) ASEGAR IR R A 0 i
(2) RIEGAMRE

FEVEAE EEA N 0. 00%.
(3) B ZE i3 vl B B AR A5 14

MR Z 5 ahiE

HAZ Z WL BEBE A I -

5.2 MEMIRLAT WA RPBERFAS

5. 2. 1 MEMRBHERE BT U ROFEAREREA S

UESF B Al 55 HEAEFIE SR K 23 SR B9 0. 00 7T, HIR B

A5 1725 ARME o) i 5 4 R P VHE L B (%)
A MRS FRS B vk 523, 736. 00 0. 68
B PRI 2,967, 213. 00 3. 86
C [hili&k 46, 514, 491. 62 60. 52
CIVANE VNN /S WS e Y I
D " 2,383, 371. 87 3.10
E @yl 831, 991. 00 1.08
F o R MEHIL 2, 360, 084. 64 3.07
G idisf. CHEAEEol 1, 126, 670. 00 1. 47
H o s ARl 140, 230. 00, 0.18
™ o = ;
: ;i%iﬁm\ A IS BHAR MR 6, 441, 243. 32 g 38
T Rl 6, 223, 500. 85 8. 10
K |tk 942, 842. 00 1.23
L AR S sl 917, 780. 00, 1.19
Mo RHEEE TR AR R S5 836, 879. 00 1. 09
N KA FREERN A SR H, 414, 939. 20, 0. 54
0 JE RIS B AL RS - -
P AE - -
Q |PAEASTE 375, 015. 00 0. 49
R Pt RE MG R 1, 057, 849. 00 1.38
S GA 393, 675. 00, 0.51
ot 74,451, 511. 50 96. 87

5. 2. 2 MEHIRBPRB R IZ T A RARABERRA S

I AR

SRR A B BT 3 5=

X7~ o

5. 2. 3 MEFIRIBAT WA REE BB R MR R HAS

BT 121




e 5002023 S 2 TR AL

AN B AR A AR OR 35 A S 1 W B 5Z LR B8 AR e
5. 3 JARAZ A SOYME o ZE B 7= 15E LA R/ N e ) B S B B B 4
5. 3. 1 MEAR GBI T LA SOMHE 5 ZES T = A E B R/ ERF IR+ B

Bt BH 41

e | REARR | BRESAKR |HE B | ARNE Oo) | HEESESAEREIE] G
1 300308 Hh B fiE 1) 7, 100 1, 046, 895. 00 1.36
2 000988 BT R 11, 100 421, 911. 00 0.55
3 688256 FERAL 2, 200 413, 600. 00 0.54
4 002384 RIIKEE 15, 100 391, 090. 00 0.51
5 002340 RIS 56, 500 390, 415. 00 0.51
6 002422 B 25l 13, 000 385, 840. 00 0. 50
7 600372 AT 24, 700 374, 946. 00 0.49
8 300418 B 9, 200 370, 576. 00 0. 48
9 300012 LS el 18, 500 360, 750. 00 0. 47
10 300724 FEEAAA) 3, 100 348, 285. 00 0.45

TE: T FENAE AH B B, SRR ARIMMES 58, FHFIREARBEE 205

5. 3. 2 REHIARPRIE A SO E 5 E ST 5+E BB /NERF AT A8 B R4
gk
AT AR IR AR R BRI B

5. 4 MEWIRE R MM RNMFRRAS
ARG AR RRIFA G5

5. 5 MEFIRIL A SOMME b B S 57138 ELBI R/ HERR BT 142 5 3R A 40
AR EAMEWIRARFFA 67

5. 6 WMEFARIE A RME 5 E S #E LB/ EF R BT 148 B SCRRER R
K
ARSI AR IR AR FFAT B SRR SR

5. T WEHIRIE A SRME 5 E ST E LA RN R RT T4 52 & R85 4
ARGARIIRARITFA SR

5. 8 MEHIRILA RMME HES T 1#E B KM HEF R BT L2 BGER R A
AIE G IRAR ARG




e 5002023 S 2 TR AL

5.9 MEMRFE SR H KBTI 5 & 0L Ut A
5.9. 1 REHIRAZ SHB 1R AE A B Kr A48 28 B A

e SRR [FeE GE/)| A4THE G 'ﬁﬁgﬁﬁm JAPE 15 B
1C2307 |HHiIE 500 3 2| 2,396, 320. 00 -3, 240. 00 -
1% 2307 &
A
/\ﬁﬁMEidN%ﬁ it G -3, 240. 00
AR AR B A s (o) -56, 029. 92
h%%ﬁ& g AIAA RERES) (o) -57, 800. 00

E: EAFCEIESFRR, SRR,

5.9.2 ARSE R RN HBOR
AP, 3 BRI H IR T HTHE R IR, DURAE M SOU I
BRI EEAR.

5. 10 R EHIRAZESH B B H AL 5 F 0L i 3

5.10. 1 AR HE G B S B BUR
AN S A T 31 P9 AR B FE o B

5. 10. 2 R E AR A F SHH 1) B FTH B 15 A5 28 B 40
AT AR P R B [ 5 B

5.10. 3 A J H U B BB VR
o

5. 11 BBEHASWEME

5.11. 1 ZEESBFEM BT TRIESFH AT EEABRE HIAHRE R I LR HE, ;N
iR EHE Bl —ERNZBATTES . ATHIEE

BB T LR B A B2 ) DR R AR JE AT JLAM MR B3 AE A4 5 bl BT — 47 9 2 BIIRYINE Y52 5
NIBEARES S

e I A BB AT T R AUE SR AT AR bl 2 AU B T A 1 e B AT B
FERE T340, FARAT TR I AR T IS R, SER s b AT — AR A 2 B A T
3T AT .

% 9T Sk 121




e 5002023 S 2 TR AL

5.11. 2 ZEHWFMHI+ L BRER T HEE A M SRR EE

R ERIRT T AR, RAEREELEESRE

5. 11. 3 FATE = B

PLE LB 2 AN ISR

5 75

A RIE

ESCIE S 7 Sk

2SR

Sz YA JE

JSZ AT FE TR

FoAt MR

Hofh

(N[ |0 | |[W ||+~

it

305, 530. 88

5. 11. 4 FEHIRFFR B4 T 5 BP0 7] 3 e 555 A 40

AT AR IR AR FFAT A T B T 3 557

5. 11. 5 A HIARHT 148 B 22 P A2 FE Ul 52 PR 1% 00 ) Ut B

5.11.5.1 1R 5 HARIEHEH A48 MR AR SE SZRR 1% L it B
AT AR WIARAR BB AT A48 e T RAFAETIE 52 RS DL«

5.11.5.2 R EFIARBRRZS T i T4 B T2 v 77 FE i 32 PR A% 0L A Ut B
AT AR AR AR B A1 T4 I 2 v RAF ARSI 52 RS DL«

5. 11. 6 BEA SR A FER AL SCF IR HR 2

IIN: I U IWNE )Y S P 9 TP | RS e Yl T - YR s

2+ AR A B 7R U B RIESF 5 SR AR

§6 FFRAES 0B

L DANG)

T YA <ty U

27,442, 672. 00

I ST ] i <5 5 FR DI 3 0

1, 600, 000. 00

Uil : AT T SO 30D 1] 2 < B [ 47 A0

4, 800, 000. 00

757 S 18] 2 e R 70 A2 B A A (45 B

UL =T B

e SUTIIACSE < 4 A0 A

24, 242, 672. 00

T AR WA IR B R B LR AR BN B e < S B ] 3 A e L A A

§T ZREEENCABEFRERFAEERF R




e 5002023 S 2 TR AL

7.1 REBEAFH AR ESHBRINIER

B HIA, BEEE AR HEA

TR
DIk

7.2 ZGEBENZHEEREBR AR ST 5 WY

WEWIN, REEHARZ BT R, R e LA

§8 B R E RN HMERRER

8. 1 EMIN BB R EFEES LML BIBGEL 2058915 5L

PRI 8 [ B S S AL G X3 S 1 A o

1 s W N A B S A A AE I A AR A LN
X
e SR S
AR
AL 153 2 X
# - . # A 5% N N
A e | s gg ig ﬁg HEMB S oD
IR 20%%%[‘@@ VAl KIS KNS
) X
[F]

Bl 20230401

1 15, 546, 700. 006, 319, 500. 006, 261, 700. 00|15, 604, 500. 00 64. 37
| - 20230630
A
A

P AR XU

AT G ML — R E R SR B ik B I 2000, BE A8 B K AR DA KA
W5 KRB (e, 5 % e T A BN A A o e PR ) XS 2 152 T [ S 5 ST T [ R T ) X
Br ECAIURELR] (R, PAB 248 BN B DA KA D 5 KL [T I, AT e e ) B < (i B (B A —
M SERAT U o

8. 2 MR & R MM EEE R

T

9.1 FEXMHHEZF

() op FEE Y T FHE I 500 28 55 R I A HOIF S5 45 8 5 ik U 1 S 1
(FEBEHIIE 500 52 5 BITR G HOE S R L SR E SR
(FEHEHRIIE 500 52 5 BUTT I AAGHIIE 5 BB SE SR SR )

(FREIIE 500 22 5 BT ISR BiiET# % 5
(ZREHIIE 500 52 55 RUFTRASR Bk 7 50 B8 2k ™

9. 2 i =
B4 H A RIS SHTE AT

§9 #AEXMER

Fo11m 3L o12

Py

)

HEFEHV
A BURMEEL) .



e 5002023 S 2 TR AL

9.3 AEFE B R
WA e e E B SEMRA ( ( LEIERR) ) BB SRR S ARG
(http://www. tkfunds. com. cn)F1H [EIE W 238 4 H 7P 82 ik (http: //eid. csre. gov. en/fund)

.

REESEHEARAF
2023 47 H 20 H

2

o127 L 12 7

N



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


