TR E R R AME ST R4S (FOF) 2023 455 2 Y

ITREE—ERFRENESEESPESE (FOF)
2023 58 2 FHEMR G

202346 A 30 H

BN |TRESEHER A A
A A EDEREBAT B A PR A
H#:. —O==FtH_=+H



R B R A IS RIS (FOF) 2023 455 2 BE A

§1 EHERR

BGE NN FEF S K FERRUEAR & TGO FIC . 3 IR
B E KR, I A A B . AT 8 M AR AN ) R A

FEFEE AN EDCRBAT R A IR A AARIE AL & A RHE, T 2023 47
A 18 HE T AME H A5 Fahs. HERIAEH AR EENE, RIER
A BT RC . % SRR B BRI

GBI LASEAE . B 53 0 0 BT IS A SR B, (HANR
FHE 4 — B R A

BRSO ARF AR LI . BT K, B H e R T s
T N4 ) 15 AN 4 PR 4 S5 00 B 1

AR I % BERERZ H

AREE 2023 4 1 HiEgx 6 H 30 Hik.



R B R A IS RIS (FOF) 2023 455 2 BE A

§2 E& MmN

TR E—ERFARE (FOF)

014665

014665

RLRIF G

20221 H25H

651,936,439.92 17

Bewt Hx

AR B 4 A T A A2 ) DRI N DR R BE 7 IR BN 0 il
b, e RS E S A R IR A R B R
B I <, 455 2 < 1 RS i AR AR AT T 3
I BRAC B, B SR G B AR AR A 1

Bt g

AT (1B L B R A A B A Bk
ZEE BRI T B e, RIRITIR Tk G,
MR 22 57 A AN [FI B B 45 28 B 7= T 3 R I AR AL 1
Ol BEAT S RBEHILL B E , I ARGE T I A5 1Y
AACHEATE LR B, DB SR R A7 1 XU Y et B
AT G HAIATE - BC B, T [ AN B
W e A IR G IR ER T, K
P BT AE T FEAR S & 1007 3, e IFahas
VB 2 S8BT ] S W e SR B 7 S oAl B 7 ) i
B

ARSI AE: 1. KRR RO E Kms; 2. 2k
GRBIRNG: 3. R CRAAFEEIE) RPN,
4. BiFFf BRI 5. B SCRAIES 500 S0 .

b & L

25 (A ) FE RO R <85 %+ 300 FiEHiR
i Hx15%

JRUBS AL 2

AEGNREHEEHREE, AREHHIINRS

&
U s i T B e i R b G, T

3



R B R A IS RIS (FOF) 2023 455 2 BE A

Mg e MiE MR et g, T REMEE
Dllire SitE S Al tE S

AIE G B T BOEAR KSR, S I BOE L
il N BB AT BB RS T R D K s S
VU 25 22 Sl R AR RS, B P i T 3 e i 3
BRI GEBETT3554T T+ [ Ag 5y, HASA
AN BRI PR ], P BB T RER B L A B E
NIRRT BBl ) < RN QLA SRl HEX
B BTG AR ) EEBGE AL N 5 H
ANGE T AT B R B KUK CFE A T T A s AR i e 1
N, BBOEAGEIEFE AL S, WBANRE RS2,
AIRETOR—E BRI PE DD <5

EE&EHA R4 AT IR T
HEHREA Hh [ G RERAT A A IR A )
§3 FEWMFIRIFMEEHERI
3.1 FEUFER
Bh: NRMT
e 1)
FE SRR (2023 %4 A 1 H-2023 £ 6 H 30
H)
1A ] 2 S 3,274,628.15
2. A IR 3,861,723.66
3BT 351 55 4 43 20 A S ) 0.0049
4 IR I BB 1 H 658,715,497.11
5 IR I G BlHE 1.0104

(1) PridE e Suabs A AW 5 2 e 5T s ., 1
N2 i SER R KT EAR T A s

4




R B R A IS RIS (FOF) 2023 455 2 BE A

(2) AW SLH A fa 3t G AR SN . BB e

HftfN ORER

FeUTE AL Bt ) FHERAH O B RIS P IBAE 453 25 i RO ARt ASIYTRIE Dy A ] sk

Bl in EAA 2 fe A2 sl at -

3.2 EEHERN
3.2.1 EESMNPHEN KR KIS FHALS; B R 2R A
N3
| BEN | k&R o
e - | B
B B KRbR | B N ®-® @-®
KO | N g TES
HEQ | Wu%xe |
PifE 2@
33 =/
Eit* ! 047% |  0.11% 0.03% 0.12% 0.44% | -0.01%
. N
jﬁiz’ M 1.84% |  0.14% 0.98% 0.12% 0.86% |  0.02%
o E—F 0.00% 0.14% -1.02% 0.14% 1.02% 0.00%
EE: Sty
EERTS 1.04% | 0.17% | -2.13% 0.17% 3.17% |  0.00%
4

322 BEGAFEHUIRES BN KREH RIS RS B
HEBB L
PR R A RS S (FOF)
SRR E S N e e e T e

(2022 4 1 A 25 HAE 2023 46 A 30 H)




R B R A IS RIS (FOF) 2023 455 2 BE A

0.99%

0.50%:

0.00%

-0.50%

-0,99%,

-1.49%

-1.98%:

-2.48%

-2.97%

-3.46%

-3.96%

2022-01-25

2022-04-21

2022-07-17

2022-10-12

2023-01-07

2023-04-04 2023-06-20

|—rahiz—E#ERs (For) —LEEE]|

e AEGECHIERESFAER)E 6 M, @O IS RN &5~ E L
BT G AR g & A RKIE .

§4 EEARE
41 BEBHRESZI M
(A o
SHBMIE | %L
't il i
: T T o

Hm |
PR
AN . >
e Wik, SRR, R
bt e [ %5 45 78 3 ol A
R 15 GEEREH R0 H
Chais LA R SLR B S AT
(FOE.LOE) | 2022 SCHRLE B 1 4 FE A IR

it | rmn C| 15 | ARMRERRRAE, £

o | P R S T,
o) et PR B B — 4 8 1
e £ 4 113 (FOF-LOF)
Yy AL 2022 46 A 9 H
PR %2023 4E 6 A 8 H).
(FOF) [f%E
S5 UK




R B R A IS RIS (FOF) 2023 455 2 BE A

AR T g+
% Hbr—
KA RS
T FE 4 JE
4 (FOF) [¥]
e H, |
RARIRAI
RAETRS
Wik 4
(FOF-LOF)
B Sre e Lip
TR BB
AN HFE
AR & A
e Re
(FOF) [
S&M UK
FHFH P45
AR & A
e Re
(FOF) 3%
S UK
72 BHrH
#2045 =4F
KA RS
ULy g e
K AaaE S
(FOF) ff3&
S UK
ZERafE 64>
HEA IR
HRFE G
#4 (FOF)
) FE 4 24 7
T B
B B4

AHE G
CReasii

2022-
10-24

9 4

R, EHANL, FFah
[ IEZ7 43 08 J gl ML AE S
WA 1 8 U 77 AR AT BR 2 F
W FCHTEE AT S M, 7 IR
EZ3 B4 A7 BR 2> =] F 7 e 2
EWTFCI I, oD RIS
A BR 2~ 7] W e B A
EXbdUlEraneaes B




R B R A IS RIS (FOF) 2023 455 2 BE A

T LR E A B R H TG A w2 75 B AR RS H
2AEFF ML SGEN GIEFF ik e EPIMES . WH. mEEEAN LM
M G E B IMED BIAHSRILE -

4.2 EEAXRE W A2 S BTS00

FAREIIN, AFESEFN BT (hH NI EIESR R R R eik) &5
ARIFEEM LIS G e F UM HEA R SRS IIE, A5
SAG M B ST S B IS B G BT 7, A A P RS R B Atk L, Dk
S A NBOR B 2t ARG I EIZE SR EM, TIREFEERFAA
A AT N, GBI E BT S A B RS R AUE .

4.3 AP GED LA

4.3.1 A3 5 B RIHAT RO

NE BRI AR TR R AR R, SRR S 20 BE AT 1) AR A A
FFIE I S AT O AR S RN ) AT PP ORI A1 52 5 B U SE B

FEFR BT IR B A AR T 1T, 3 WL T A F AR BT A8 0 P | JBE A AR BR AR AL
I, B G BRI L IORIE T~ ml e, SRR HSEBAERPGEE A
ATLLA RS, ER R SR 3R & ) g R . R S d R,
e Gy i Rl T AR S R Lo el SRG-PE IR, AP ie
BBTHR 4 o il R 5 UG B RIS 42 i) B S 5 5558 By RGERTHR A Gy i A
BEAT SN M S T, SEBLB BT RS ) b KU 3 il FE A Il I X 48 . W 9T
LAZ By S A AR RS, I SRR, S I 8 XIS 1) 5 I 4l

AIEIN, EIRAT 5 I BARPATIE I R, AFFHRRAE 22T
NVXE, RRAEAEMA LTI 5 FH I

4.3.2 REZ ST NE TR A

AREWIN, ARFE NrAREHES 505 eIt s, FH
1A E 5y AT B BT A8 By B i AR 27 24 H B B 5% K58 35 28 X,
BUNTE R AR BT G DR 5 S 77 EEA b 5 R A R0 5L 5, AR ITR &
BAEHE JBAT 1 SRR

AAREWIN, RKRBUA R A 0] BE R EA Q-T2 5 A 2 & K 7 5 2 5 -

8



R B R A IS RIS (FOF) 2023 455 2 BE A

4.4 HEAZE BT RIS FZE AT

2023 FFFE, ENGFFE I RRELE, gk PMT ES = H 4 T4 X
6], Hidp R i A7 WA, SRHkAE 5 H 4R E, oot R IRYS,
NRMICRESS, brmBef — €. £2ERFEEW T, —FEENKRTR
Y NAT, WU SRR AT AL 170 B3 <4 i PO A B v RO AR B [ O I %, TSI TT ) TMT
AN FRRFAE AR St R I AR B, AR EE BT bR, T A At P [ ) g S
AL E . Fididim, L EIr MM M =T, —FRE AT Es:
F AR RFAEI, BAE 6 S ig G, XASHS KB 0] & s 7> 5 <
b, T LR Al

A AN, BT ES—ZE R R AR, AT SRR AL g AL AT I
B, FFOBRAER PN, £ 6 RG2S FRR AW, R, BaihindE
FF99%5, N T BRARA G E BN AR BURUNES, AN S AEAT AR 7 At
Mo B G R B [FIRF, fE 4 H 25 A, &R 7 BRI B .

4.5 WEHAZESRNLSRI
A E AN, ARSI DFEEIE KRN 0.47%, RIS R E %
A 0.03%.

4.6 HEHAZESTFE NERE S R - 1HEE i
WEN, ARG ARHIES: A TR HE e Hra ABE AR O A
e 2 A T S (=Ko e Ry A B D) o

§5 BHEASWE

51 WEMRESE-HEHEML

o b 3L 4 MR A )
e T H EHO0)
L1 (%)
1 TR S 19,708,944.94 2.89
Hodr, S E A% 19,708,944.94 2.89
FFEEIE




IR E—EFE RS SRS (FOF) 2023 455 2 ZEHRY

2| et 596,113,768.66 87.41
30| FEdas et 30,383,385.45 4.45
Hrp: iz 30,383,385.45 4.45

B SCFFIE SR - -

4 | iERs - -

5 | R RTA R BE - ;

6 | KNRE G - ;

o KW IR SR

1R 4l
RITHEFMEH S &5
7 \ 33,688,130.20 4.94
1t
8 HoAth B p= 2,113,413.28 0.31
9 | &1t 682,007,642.53 100.00

5.2 MEMEKBTVSRKBERRHE
5.2.1 MEBRBATI A RHEBABRERTHE

o il 51 A Gy | AT R
Bl (%)

AR PR B DIk - -
B RN 749,533.00) 0.11
ilig b 13,893,426.61 2.11

b jiﬁ\ g R B KEE PRI 1.997.191.00 030
E |@50 10,516.15 0.00
F [tk EE 371,224.20 0.06
G |z, S MEEL - -
H |[EEEyOl - -
I {5 SRS AT RS B R R S5l 1,219,648.10 0.19
J &Rl 1,220,250.00, 0.19
K |5l 121,176.80 0.02

10




R B R A IS RIS (FOF) 2023 455 2 BE A

AL AR 55 Ak 55k

AW FUMBAR AR S5k

14,394.48

0.00

KA FRBEAN 2 3t E

54,308.60

0.01

JE RS  ABFERI I Ad R %5l

HUE

PAM TAE

A AR E A R

57,276.00

0.01

wn|m O |90 |z |Z |

G

it

19,708,944.94

2.99

5.2.2 WEFARBAT I 2RABRBER R R ERRHE
AR I G AR AE AR AR 18 I A 0 1 05 i I 5

5.3 REWIRIZE A SMHE GBS T 7= 3E B/ M HEFRIET 2 REE B R B4

F i o B R i e

~ 5 SEARHS s SE A4 FR e | AfiECD) |
= T LI %)
1 600309 Jitetb 48,800 4,286,592.00 0.65
2 600519 HMFEE 1,200 2,029,200.00 0.31
3 600900 KT HL Ay 73,600 1,623,616.00 0.25
4 600887 R Ay 41,400 1,172,448.00 0.18
5 600031 ——®E T 38,500 640,255.00 0.10
6 601288 RNARAT 175,000 617,750.00 0.09
7 601398 THEARAT 125,000 602,500.00 0.09
8 600406 FH A Fifi 26,040 601,524.00 0.09
9 600690 HIRE R 24,500 575,260.00 0.09
10 600809 L V8 Yl 3,100 573,717.00 0.09

5.4 MEWKREHRFEMMIRBREREAES

. B BBt g

5 515 dm o~ FEME(TT) i
T LI %)
1 H X i 75 B} )
2 AT - -
3 SR 7 30,311,621.92 4.60
Horp R S Rl 30,311,621.92 4.60

4 | DIFE

11




| R SR R A A

S (FOF) 2023 4R55 2 ZREFH4E

5| AbrE YRR BT

6 | TR

7| AR (AT AR R 71,763.53 0.01
8 | [FhlkAFER

9 | HAth

10 | &it 30,383,385.45 4.61

5.5 G BRI A SCHME G ST 3E BN HERF R B 142 £ 37 8RB 48

| hEERT

5 AN | mEAR | BEGK) | ARMEOD)
HHE LI %)
1 230401 |23 &% 01 300,000 | 30,311,621.92 4.60
2 110091 Seak i 460 71,763.53 0.01

5.6 1R&HIRE A RME S E ST E BN EEFP BT 48 B SCRAES:

EiasE
ANHe AR IR AR RFAT B SCRFIETR

5.7 REHREA RPE S EE T HE BN RRT LA RSB E R

i

AREEARREHRRFATRER.

5.8 REHIRE A RME 5 E S H 7 $E BN EEFP R T A BUIES Bt B 41

ARG ARG AR AR FFA B .

5.9 MEPRAZERENBREHER S BB
(1) ARE ARG WA RS B 1%
(2) ARG AR WA R BEAT 6

N2 5 -

5.10 &G HIRAZEEHH B E R 5 F v Y
(1) A GAMR G WA RSFA E UL,
(2) ARHE ARG WA RIAT E UL 5 .
511 RASRENE
5111 RSN, ARG HT T AR R AT ERR G E

12

RS EE




R B R A IS RIS (FOF) 2023 455 2 BE A

e Gl H AT —F A RZ B ATFETT. AT,
5.11.2 AR HIN, Zh 508 A AT 1A% B SR H B HY 22 o 15 TR L E 1) e JB 22

PE B .

5.11.3 HABFEF=HIL

5 £ FR EH(T)
1 - H ORIE 7,144.68
2 I WCIE 7 Sk 2,104,940.89
3 ISUsd il
4 IVLY SIS
5 IVLLGEVIAEN 603.42
6 FoAts NS 724.29
7 2
8 FoAth
9 At 2,113,413.28
5.11.4 REFREFH AL T8 B ) AT B e it 27 4

i K4
55 (e mBELHw | ARMMECD)

T LA (%)
1 110091 WAL 71,763.53 0.01

5.11.5 & HARAT 44 BE PR ERUE Z IR 5 5L B

AN e AR T IR 44 B A AETEE S PRI DL

§6 HEHES

6.1 MEWIRIE A SRYHE 5 BES B E IR HEFRIRT 2 2 SRR 4

?
2

By

i

A 1
o

~IefE
(7o)

=) 7['{)%’

A Tl
Ziz T4
it | BN
(%) s
° NI

13




R R R S A e

(FOF) 2023 &58 2 FFJEHh

7R
PR
4
IR
| AR | 29.874,7 | 31,864,38
1 | 006998 | kg i S S 4.84 =
7 1; ﬁ Tt | 31.63 8.76 =
YA
IR
Dol 3R | 30,246,2 | 31,202,01
H _PL - b b b b . EI
2 | 006591 )?j ﬁ Tt | 38.03 9.15 4.74 =
ol
IR A
o AR | 29.369,2 | 30,294,34
3 | 006870 i g T T 4.60 s
A ﬁ;’j f"‘ FR | 17.67 8.03 =
YA
& EE
YR | 24,3754 | 30,120,74
=== 9 9 ] 9 I~
4 | 000191 i&[jﬁ Tk | 53.40 e 4.57 i
K AR
e | REA | 27,000,0 | 29,389,50 -
S| 007542 gk | FEat | 0000 | 000 | 4O A
Kt A
MAfE |
X #1701 25.868,2 | 28,328,29
e oRE s 5 H s oS
6 | 006985 Wi# st | 2350 155 4.30 i
A 52 H
e fs 520 ,754,0 | 27,979,24 .
7 | 005709 mﬂi# it | 90.69 413 4.25 i
IR |,
: 21| 22.589.6 | 27,880,10
= =k e D 5 5 D =
8 | 270048 | f& i# Tt 18.2 681 4.23 &
EEESRS
st | RAM | 25,762,5 | 26,999,14 -
9 | 009289 st | FEHGE | 4526 3 4.10 AR
fiid5
El=
PR | 22.845.5 | 24,038,12
10 | 004200 | Fhalifs g S e 3.65 5
= A T | 86.15 5.75
6.2 B G KRB EESTANFH
A HA 7 H Hrb: 5 MFFHREGE
i H 2023 4F 4 H 1 HZE 2023 4 | BN LA BN SCHETT B
6 H 30 H IR

IR 5y F e RN H
% o)

3,845.56

14




PRbE

FRAWRS

RiF L4 (FOF) 2023 4E4 2 A

;’,f )5'1 SRR 267,310.89 139,728.26
ﬁggifAfiﬁfi 48,404.76 6,449.13
;?Zgzgggifjngﬁétﬁﬁr”jz 778,595.20 232,064.96
ﬁﬁ%g%ETEMPi 192,465.70 51,548.74
g%i?ﬁ SR 632.28 -
AR RS AR RSB IRS 2 RO E PR NSOMHRE

HRP B R B RS G FL

A 5E ORI AR R R 1

WaE, B3R

B 4 B 1 M T P 5 58 2 < I 5 AR R B 2k S B 5 TR 20 5 A

o2 9% R ST o

AR AR FRAE T S AT

R I B SR A 2

BRNZE, He

B HE AN e e 7
SN 4 T (VR I, e o FEE AR

I I PR I B SHTE A S R WO G R R E Ot S BN
IE AT 7 Rl B S8 B AR 1 (ETF BRAb), B4 BN RIE H
e H AN R 2 o T2 [m] 3% (R IRAH SIE RN, ki S5 U B P 40 58 B 2 i, I
TEAZE B BB B BRSNS B MRS B o, o Bl s . B [el 2%

FESE PR FE L e [ 4% bR I E ST, 485 k55

WHUR IR I EAIE e G B

6.3 AMEHFFHNESRENEREMEH
A AN, E B ImR A R A AL B VRS AN R B 4 (LOF) 3 2023 4E 5
H 31 B ¢ RESHH.
bR PRI G AL, ARFEG PR KA TR SR R A B s E T L 53

fibde G5 Jf . A IEREE R,

i AF

ANREMIFHFATARZ LRERRE

15

U E AL G TN AR Y 2

EUN-7




R B R A IS RIS (FOF) 2023 455 2 BE A

§7 TR AE MBS

BAT:
e AT 2 4 AL A 981,170,594.02
A5 HAHATR] FE 4 5 R 40 40 451,648.23
Pol: s HA HATR] JE 4 0 62 (1] 47 329,685,802.33
5 HA HATE] 3 S 37 0 AR B B (A B
/BBL“” AR
e WA AR 3L & 4 A0 %0 651,936,439.92
§8 HEEEFENCHEARERALEESENR
8.1 EEEBFHAFELEESHHTINBEMN
AL A
et IR PR BRI S 992.454.49
5 3R] SN/ HR D 4y 4
2 S0 ) S /02 [m] s 47y i -
et HHIR B PR KA BRI &0 0 992,454.49
S AR A AR S 305 3 4 B AL 015
% (%) '

8.2 HREEHEANZHEAREFRLEEST S YH
AIMEIA, REEEAAFEIBHBEAA RS G I, BEEE
ML

/l
s
Bt
s

§9 HEXHFHEHF

9.1 ZEXHBEZ

() PENEREM A2 - F ARG EEeh R E (FOF) H4
IIBEES

(D (R ERaREG RS e (FOF) #E&H)

16




R B R A IS RIS (FOF) 2023 455 2 BE A

(=) Rk B IR m T e <l 55 KN )
(W (A2 —FFaREe et ie (FOF) fF£E il
(H) EEE RS

9.2 FFIBUH R
JUM TR X EIMOE R 1 S RFIEBR) i 31-33 £

9.3 HEF TR
LA AR T AT EN N A e e A, AT 42 TR 2R SE AT B
2. 00 A s AR PN M E www.gffunds.com.cn.

JTRESEBARAF
—O==%+tHA=+H

17



